5 I B YR 300 22 5 BT A IR HOR S SR T 5 B 6 2016 455 1 AR

ZITIEPHR 300 REZBTF AR R EXNEFRRES
2016 58 1 FHEM S

2016 £ 3 A 31 H

ZEBEN: BIBESEHEAWRAF
HEFTEN: FPHEBRBTRAGAERAT
REEHEYE: _O—AENA=+—H



5 7K YR 300 22 5 ROTIRGEIR SO sIE T 55T 4 2016 4E55 1 F/EHR &

HEEHANFEF S MEHFRIEAR G GRS, RT
ik B ORI, JEXS LN A S L AR VN 58 BE I AR AR A 1] SO T A

4 318 HEZ 7 ARG I 55 F5 b5
ENBEAAE BRI

{RAIE 3

§1 EERSF

65

HEFEE N E @ WRHAT A IR A FIARIEA L & S RME, T 2016 4

FERNA R AW EENE, RE
PR PER IR B HEORIERR

BB PRV LSS . B T A SR N BN FH R 5™, (HA

&—

Femid

iRl

WS ARILAR KRR

B NIAT-4H B A 4 IR HR S U B 15
AARE I 5 F R R L 1
AERE 20161 A1 HES 3 A 31 Hik.

B AT MR, BB AR BB

§2 EEFMmon

e 4 TRIFR 5 )35 5 300ETF Kk

B4 F AR 510310

A G A 510310

S S (Y R HTFFRES (ETF) . Kigat

Fea AR 20134£3 A6 H

IR AUSAT | 3,582,761,098.00 f3

B Hbx SR IREEAR I TRA, 18 SR R B e B R AN IR R R
LN

55T S R4 FERBGE A EHNE, R5E 2 AR 1
000 BT B 2L S B A R A T e 4 R SRR R L
FFEARIE AR (T BN e B HA T (1 A8 By AT A
PARE . (HIEDRIRPIRIE T S B G 0 e A B T

F2003E12100




5 J7 B YR 300 A2 5 T I IR HOR S SR T 5 B2

PREGIR BN IS, 3k B R R AR 45 2
PR ARE SRR RS, DUERRHR

ERAR TR RO B o AR G T BBt IR S S AN
bzt b EE I & SR VFIORTA B Rl dh o AIE L
BB DORAR I UG B RN, DA AR {E
NHEK), EELRFERAIEL . 5 R R
BEA. IEETIREI T, A H IR
B XA AEIT 0.2%, FFALERERIR ZA
2%

AV Z LIk VPR 300 FE%L
JRUBSE AL 22 R AL AR RBEER RS, ORI S PO KT
mTREMEE. fFMEES MRS,

ARIEGTRENIE G, FER S 2 B HE R
PREVTEER DL, R SRR BT AGE N T

452016 E505 1 BRI

ZH A ARVBLER) XURSE YA 2 R AL

HgEHA 5y 7 15 F A TR A
RELEAN o ] S BEARAT AR AT BR 22 )

§3 FEMFHEIIMESHER

3.1 XEMFIEH

)

Bfz: NRMT

i
(2016 £ 1 A 1 H

T EW 55 bR

=g

2016 £ 3 H 31 H)

LA C s I et

-117,421,020.65

2 A HAF -638,231,856.48
3N 15 35 4 0 A1 A B A 31 -0.2043
A MR FEE R IR E 4,704,604,211.81

5 IR E: G A A e

1.3131




5 7K YR 300 22 5 ROTIRGEIR SO sIE T 55T 4 2016 4E55 1 F/EHR &

T LR S e SRR AN AR R NANWEEE 5 2 & M55, it
Y Ja Sl et K AR T B s

2 A 2SI
I EAE B ) FUBRAH B R B AR, AN Dy A 1] O s e 2 in A< 3]
IR IR T L&
3.2 EGIFERI
3. 2. AR EMESHBUFEH KR LIS RS LB s 2 5 ER

REEEAIM SN sl i CRE AT

N451:4
% —
T | BUEEHE
R L I e I T
4\ %7 /T\‘ ﬁﬁ) 3 _ -
KRO | Wemze |
VP =10) PrifE 22
®
@
> =/~
Eﬁg" -13.69% | 2.39% | -13.75% | 243% | 0.06% | -0.04%

3.2. 2B EE A RAEMLIRES RIHHEHKERF) KI5 RIS LB #E
I LB
5y 77 18P 300 52 5 R I IRHUR R UE TR 4 B 2 4
BTHE I K R 5L G LG R AR RS 2 10 g s Foxt EL A
(2013 4E3 H 6 HE 2016 4E3 H 31 H)

122.90%

109.25%

95.59%

81.94%

68.28%

24.62%

40,97%

27.31%

13.66%

0.00% 1 kR

-13.66%:

2013-03-06 2013-09-02 2014-03-14 2014-09-17 2015-03-23

|— S#itiriEsooeTr R, — LEEE|

2015-09-26 2016-03-31




5 JTE YR 300 A2 5 BT I IR HORAE SUIE TR B B 6 2016 455 1 AR,

T BESEFEAERERE IR, EehPuEE KA 31.31%, R
GBI HEU 2 0y 22.70%

§4 BEAME

4.1 Ze2H (RESEI /M) Fi

EAREESZI | {iF%
4 % SR N2 i
(R | BEH | AR
R UL,
AT 5
ARG ISR, HITiE 532 5
PR 300 22 5 BT AR 2L I SRS
KA AR T B 5 iz 3t A E BT
SIS ZI ., 5k EE W, 5
W | SR BGUES 2 e | 2013-03- ] gu | EHEE
W RS, BITAHIE 06 AT R 22 )
500 32 5 B ASR HE 77 fRAE R
BHRRENREEEE. 577 BB
BEEE G ARA BEFCIA %
] F 2 PR Eoe B L i
AHARHE A
BT A -

Ee LRI AR E AR e A R H, <BAE B2 5 1 2 B AR

1S H.

2AEFF ML SGEMAT A 2 GIEFR ML N 53 B BIMED HIAH R

E -

4.2 BEANRE W N EZSBEUM TS B

AN, ARESEBHNRIET GEFFRR L) S0 REEEN
R GRS eSS B SRR ME, DS T, B
ET SR ANRNIRE, REWSAE . B o0 SR e BEAE 2 5 5%

77 ARSI S R HTIR T, 9k a0 AR A VESK oK 2
REBEakReM, LmFREMBREG AN RIITHN.
.3
. 3.

[

1

\

b\

TR 5T T A
A 5 il B AT 1

FEARIRE A,




5 JTE YR 300 A2 5 BT I IR HORAE SUIE TR B B 6 2016 455 1 AR,

AFEGE N T B @A A TR IR R S
Tk, LR e AR MR IR AP s AR BT A G, DISER TR 2t b
B AREGEHAE T/ BRE B Bt fide o 5 PR AN 4R
TR G R, IR HPITH TN AT G, CLmf e, Mristise”
TERNPAT IR R HIEEA N, B BRI 5 KRG H AT AR, LU e
RO PR R A G AIREWIN, 255 6 AR HATE DL RIS
4.3. 2 FHZ AT NI I ]

AIREWIN, AR AR AGSE5NZH A sH, FH
SR AE 5y AT D (R B0 78 Ty B I AR 23 24 H S &) 5% 38 B 44 10 1Kk,
Horb 7 UONTREU BRI & DR B B8 s i ZEAN A AL 5 R BRI 138 55 3 4K
AN I g 2 PR ) 2 G DR B B SR N R T R 2B I I R AE 5, A Rk e e B
e BAT T AR

AR N, RIS GH W B FEAR T 5 A a5 iE K 7 WA 5

4. 4 5 N EEE B SRR AL SR 3 B
4. 4.1 RS P 4 1 U SRR AZAE 3 BT

2016 F—Z=fE, (RS BBIAISH B B A A R, [ E B B [
The WINAKETTT, AP (PPD TGt — 0 gE, il ik
¥ (CPD WP T JEERT T, ARSI TTIER NI E TG g,
BAE—FETHE 0.46%. BEKE, SARGH RIS . BT
M, FAFfBE—ZR TRk 15%, Jude 1 ARk 23%, 3 A0 B Sk &5 4
PEuE T, EuEfeE Bk 12%. 2 K/AMERASE, _HiE 50 Fa%0 Tk
10.92%, VR 300 F550 K 13.75%, HIE 500 F5 50 Rk 19.19%, Gk $E 4k
TR 17.53%, KEBRIAER G TN K.

TR EN TR AR &, A HIN, KSR 58 A VA B2 BRI IR
300 fia 4, HUSSFRITREEE A — B SR I
4. 4. 2 WG W EE S DL SR L

BWERE IR, AESHBUHEAN 13131 78, ARG W HEE KR N-
13.69%, [FIHNL G L BRI 25 N -13.75%, B BREFR 25 FE I I1E N 0.03%.,



5 7K YR 300 22 5 ROTIRGEIR SO sIE T 55T 4 2016 4E55 1 F/EHR &

HEEEFIRZE N 0.040%, FALIRIFIRZE 0.619%, 1E-&EFE B H Frds il ie FE 2

Mo

4. 4. 3 IR EWAGE S UEFF 3 KAT W AE SR ] 2 e

JEETT —Br B o E TRtk B Ba) b s K B e, e Y]
AT N BN A GeAT ML AL g A I FERT e S, R E D iE N &
DR RORT S L 2 pr B, BB BUH E 457 10 A IR sl . SRR R DL e e fl
A= RGO E A REA R E, EREFFECR R AR Rl
[~ PR AIB IEAK ) B BR 2 [813h 25T, Heebria T T & 2 X E A,
WLLREFIN EZE )i U TR RS THEAT LR EIURE , BUFE
NP B AR AL B ARG N AT IS TN K 51 P R AT ARG, IR R X Ta] 3 4%
SE FNREAHUR ORI I . WKIRE, @ el ftmaZmg
R, R E LG R ARSI K OB T B, BAD A 22 B i A
KA BRI AT R EL R TR 5 O o

H AT LAY IR 300 ORI S i 22 . M Siis e (15 B IR Ll B b T
M AR E, BAPRPRENME. (Faii s i de, AR ERIkE:
WEFFIEE M TR AL B BT RN, U™ R i) S A H AR B R i 25 9 £ %
HAw, BRERERIRZ /MU . B ASE GO0t ¥ 7 5 o [EIE S 117 37 W 5 I

RIS R o5 T -

5.1 WMEMREEH=AHGHR

§5 BEHAERE

o e sy da

F5 i H S5 (I8
LB (%)
1| R 4,598,081,998.82 97.70
Horp, pEE 4,598,081,998.82 97.70

2| [l e 15 BT

Horpr: fiizz

B SRR SR




5 7K YR 300 22 5 ROTIRGEIR SO sIE T 55T 4 2016 4E55 1 F/EHR &

3 | REeEuRE - _
4 | SGRbfTE - -
5| ENBREGERHT - ]

Horb: SEWraIRg i SN R

S ) )
6 | WATHZMEHEM &A1 107,234,364.50 2.28
7 | HARB 1,218,283.62 0.03
8 | &l 4,706,534,646.94 100.00

B AR A

5.2 MEHIREATIW O RN BEREAE

5. 2. 1 {EREAT WA RIFEABRERRAS

T ERA RS IS AR B A E A, 0 5.2 TN S AT

. P . o B e 1
ML AT 25 ARHHE o) BHL (%)

AR ORR B, vk 4,106,133.02 0.09
R 160,620,437.63 3.41

1, 1,511,354,268.40 32.13
D Ej; WD IRSBRZEFER 181,495,357.46 3.86
E [@5 167,905,503.13 3.57
F [tk MmEE 101,174,300.73 2.15
G [iEiEk. SrgAlsEl 158,721,374.65 3.37
H |18 fEmol - -
. i,mﬁsiﬁi A AE BRI SS 260.594,036.91 554
I [&Rinl 1,632,259,727.54 34.69
K |GH=k 227,609,842.38 4.84
L [FLBERIRE 55 AR 45k 41,532,097.67 0.88
M |BFE SR E AR AR S5 - -
N RIS PRI e it A B 36,598,555.35 0.78

#8312

g




5 JTE YR 300 A2 5 BT I IR HORAE SUIE TR B B 6 2016 455 1 AR,

O |&RMRSs. B AR

P HFH

Q |BAMHETAE 5,407,455.60 0.11

R [3fb. B MG R 79,257,048.78 1.68

S |&GA 29,445,859.57 0.63
it 4,598,081,998.82 97.74

5.3 B RIREL A SOMME BB 19E LB K/ NP B R4 B SR B B A 4

b L a8
e | BREEARKE | RRZEALRR BE (B napE o) 15H E ]
(%)

1 601318 Sl 5,906,685 187,891,649.85 3.99
2 600016 RARIT 16,008,115 145,833,927.65 3.10
3 601166 MAVARAT 7,150,227 111,043,025.31 2.36
4 600000 T RARAT 5,046,871 90,490,397.03 1.92
5 600036 HRERAT 5,571,149 89,639,787.41 1.91
6 600519 HMNFEE 334,110 82,739,000.40 1.76
7 000002 Ji FLA 3,354,927 81,960,866.61 1.74
8 600030 SRR 4,192,012 74,617,813.60 1.59
9 601328 A IEARAT 12,711,328 70,802,096.96 1.50
10 601288 LNVERAT 20,563,021 65,801,667.20 1.40

5.4 MEWIREMIF MM RBFFREAS
AT ARG IR RFFA 657

5.5 BRI A SLUME b H & F7 1$H LB K/ NEERF BT 48 37 B R A 40
AT AT WIARRFFA 657

5.6 MERIRIEA SLHME L ZeEF 7= 15E EL B/ NHER IR +48 B SCRAIES:

BE B

AT G AR WIAR R I B SRR ST -
5. TR BRSO B o 2 & B8 7= 5B LU K/ N HE P B Bl T 45 B & R B8 R 4
AR EAREHRRFFA TR
5. SIRE IR A M o Ze B 1B LI R/ NHE PP B B T 48 BUIES 38 A 4
A SR IR R FFABAL .

5. SR HEHIRA RSB R KB BRZ Z B R

ARG IR R T AR

Homik121




5 7K YR 300 22 5 ROTIRGEIR SO sIE T 55T 4 2016 4E55 1 F/EHR &

5. 10 HRIR A H: S BRI E B 3L 5 7 0 i B

IRHE G AR A IR R B0 E U IR
5. 11 A AIEMHE
5. 11. 1 RIS H BT AT 44 UES7 I RAT AR A B H I 3 1 L R A
BER S ) 0 AT — A2 B AT E BT AT R o
5. 11. 2 ARFEGFTT 1Al 48 e S50 o 2 4 R B 1) 45 R I S P
5. 11. 3 HAth & T0U5% 7 44 Bt

h=2 EA &H (B
1 7 H R 1,120,314.75
2 L HSCIE 25375 Bk 75,916.26
3 JS2 AT ) -
4 SR 22,052.61
5 JSZYAT FR K -
6 o Rk _
7 et -
8 oAt -
9 it 1,218,283.62
5. 11. Ad it HHIRHEAT 11 b T FR SR P w46 5 95 B 4
ARG AR AR R R b T3 R ] e 46 i 5%
5. 11. 5HR i HAPR I+ 44 11 5 i A7 15 It e 52 PRV TRS 190 1) i3t B
TIEZ IRy | 4T -
FPs | REARD | REAR | A RiE SRR R
G o0 175 0 1t A
1 000002 | Ji FtA | 81,960,866.61 1.74 iﬁgﬁ:
§6 FBARELSHBHEI)
AL

0T S AR 2 e A AU A0

2,845,831,140.00

F10T 1271




5 JTE YR 300 A2 5 BT I IR HORAE SUIE TR B B 6 2016 455 1 AR,

1,163,082,946.00

426,152,988.00

e I 3R AR B 13 0
it

et AR I < 7 0

3,582,761,098.00

VE: IR e A BT S I SM A 117,523,725 415
S I VR & I A S B A3 AT 1,021,082,946 435 A

AR 742,453,683

T [ 43 450, 5 A S IR 473401 396,152,988 473

HIRE S B Ea 5

§7 EeTHEANZHEFTRERAAESENR

7.1 EREEBEANFEFESHTRIIHEL
ARt A B BRI A S A

7.2 ZREEENZHEERSHH ARSI H YA
AR A R E RIS B B Rl el SESEA R S Et.

§8 WMERRAEAZSRERESTFA MBI

BEOBEE | HEOE | KENEAE | Kiehd | RED

i H i LA %Eﬁf(;%
(L) gt | Y

I : : ) T
[ ¥ 4
RN : : ) T
B EEEE A
5
AT : : ) T
N
A | 12,823,597.00 | 0.3579% | 10,002,600.00 | 0.2792% | 3 4F
B
Sl _ : _ T
&t 12,823,597.00 0.3579% 10,002,600.00 0.2792% -

EA RN V)

7




5 JTE YR 300 A2 5 BT I IR HORAE SUIE TR B B 6 2016 455 1 AR,

§9 #FEXHEX

9.1 BEXMHHEZF
1o FEIE 2 A% A 5 5 35 )P IR 300 28 5 BT TR Bk e ik 77 4% ot
LRI S
2. (G I7IRIP R 300 38 5 BIF FRHUR R A ER B SRS A )
3. (G IR R 300 38 5 RPN R HUR R AEA B SR 0
S BN S5 B AR AE LR
9.2 R
7P T R X BRV BT BR YL AR B 30 5T MIERAT KE 40-43 B
9.3 EHTR
PR BT ) G 2 A 1], A AT A 2R I S AT B A

ST R G EEARAT
ZO—"FENUH=+—H

F127 31271



