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—. /ﬁ y? 25 (H

\ ST R B 1,197,574,959.54 438,450,434.26 1,636,025,393.80
SED
T AR EIES AR
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(BB L 5 30 1))
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10 601098 W AR 18,088,092.88 1.08
11 300003 RYERIT 16,664,372.44 0.99
12 600682 FMEHH 15,115,032.92 0.90
13 601555 REIUES 14,274,410.18 0.85
14 002020 HOFT 2 13,898,252.28 0.83
15 002262 B 11,700,150.60 0.70
16 002051 o T E R 10,379,796.75 0.62
17 002292 BRI R 9,722,098.79 0.58
18 002465 NER S Gk 9,597,537.52 0.57
19 002412 S HIE] 9,360,274.96 0.56
20 600895 CI AN 8,747,884.95 0.52

TE: <SSR0 K S PR G (R AZ A 3R LS R ) SR8, AN 5 FE AR R A 5 B
7.4.3 ENBRRISA BB L H R RSN B3
EREAL: NRMoT

221 jidk 26 71



HH B DA L VR S RO TRGIE S BB 2 6 2016 7 47 FE I 75 4 22

SE PR R A (RAE) A
SEH RN (R3E) B

T CSEABCERRAT T2 RN 4% 3K
HRAZ 5 9.
7.5 WIRERSR P RN RFHRTRAS

335,917,127.68
463,899,266.72

S RRAZ g A (A BRLAf 3T LA RS B ) A A AN

SHURAL: ARG
R e Ao AR
1il(%)
1 [ K57
2 J AT YR
3 LR 79,984,000.00 477
Horp: BURME &R 79,984,000.00 4.77
4 S 4Tie
5 A i A R % 5 159,992,000.00 9.54
6 O SRR
7 AR ORI RS #ef5i) 596,847.90 0.04
8 ENZ2E
9 FHofth
10 | &it 240,572,847.90 14.34
7.6 BRI A oMHE & F S B =5 E H B K/ AT B4R R BB B 4
SHURAL: ARMIT
B | BoRE | Bosam | HEGH | AfbHE ﬁfﬁ;if
1 011606003 16 1 800,000 |  80,000,000.00 4.77
SCP003
2 011699897 12;‘:};%? 800,000 |  79,992,000.00 4.77
3 160401 16 ek 01 800,000 |  79,984,000.00 4.77
4 132002 15 K4 EB 5,610 596,847.90 0.04

7.7 BRI FatE o 2 B i E B KR B AT+ 48 B SCRAIES 3503 B 48
AT G AR IR ARFFA B SCHALE TR -
7.8 MEHARE A RIE SRS T HERFAX NPT LA R SRR A
ARG HIRARFA SR
7.9 BRI St B T HE B R/ HR R EORT LA BUE B3 4
A G AR T AR AR A BULE -

7.10 MEMARAREERE BRI Z BB
7.10.1 MEPRATESEF KBTI BFF M B4

222 jidk 26 7T




HH B DA L VR S RO TRGIE S BB 2 6 2016 7 47 FE I 75 4 22

AT WA RS 5 BRI 5
7.10.2 AREE BRI MEFBUR

AT G RBE EIR BRI R 0T, O R B EUR

711 MEFARASE S BN ERBP R BB
7.11.1 A HA B 5 B SR B UK

ARBEGARBIVE B O E U 5T, AR IR BUR
7.11.2 EFIRAE ST ERE SRR 2 A

AREEGAR T IA RS 5 EH U .
7.11.3 AHEGH R RE N

AREESIRE WA RS EBURH BT, TR .
7.12 BBAGWMEHE
7.12.12015 4 6 A 10 H T U5l iy or R B A R A T BRSSO S A, Herp
— AN PR IE (600749.SH) T A F PUB R A F A PR A RlIZE H 4. LR E A A
P T 22 A AR I B R AR BL 200 75 e AT UL T o 2015 4F B2 BRI 4 A | CAfA J 150.00 75
JEHH ST, T 2015 4 2 R a8 o AR AL 1 SR 2 TS RUE , RN 50.00 J3 0 E ARSI T 2016
R, FEEEHNES N ZRAT N2 TG, INiZE R CR TP s, A
208 VU R U H5 0 B PRSI T A 5
AN, ARFEGHB R A UETF AR LA UE SR I RAT AR B # 8EH0) SL S I A e AR R
Homib] AT — A ZEIATFE T AR
7.12.2 AT BRI 44 B SR BOA 8 R B IR AE 10 4% 18 JBE S P

7.12.3 JAAR Ho A - T B 7= B
Hpr: NRTG
e LK LA
1 17 tHARIE & 200,322.43
2 IESCIEZ7 T FaK 150,037,238.88
3 INtieire]
4 SR S 1,591,698.04
5 JREYAT R I 3 196,827.38
6 FoAth 2GR
7 2 A
8 oAt
9 Hit 152,026,086.73

7.12.4 BR KA BT RO AR B e 27 A 4

2 23 Jidk 26 7T



HH B DA L VR S RO TRGIE S BB 2 6 2016 7 47 FE I 75 4 22

EHEAL: NRMT

I B B
= T:llz e ST % 2. ;_( AN I
s fzr g iz 447 At iE L1 (%)
1 132002 15 K4 EB 596,847.90 0.04

7.12.5 FAREI T4 B AP A AR R PR AR S A i B

AR H AR A AR T+ 42 B T A AR AU B2 BRI

7.12.6 HEAGREMHERHAMMSCF IR

TR S AR RRE, AR & 0 B M S & F 7] e AE R 2 .
8 EESHMIRHEANER
8.1 BIRESHIFHE AN BIEFA NG

AL A

A Nk
s WEAE IRAES S e N
P A B F‘ﬁ%ﬁ IRk ___ MR TEE _
FE L1y 0 I SPSEA T~ PSSl
TR e 4 TR et
81,247 17,632.44 300,337,882.25 20.96% | 1,132,244,991.83 79.04%
8.2 iR L HESHTRFEA
e FE NZFR FEE A () 7 b T A A EL A5
1 Sy 1,224,148.00 2.71%
2 J& E°F 840,900.00 1.86%
3 TR ER 635,984.00 1.41%
4 KK B 625,395.00 1.38%
5 R 22 5 615,119.00 1.36%
6 VL 601,300.00 1.33%
7 A 500,000.00 1.11%
8 + B it 463,727.00 1.02%
9 T 463,436.00 1.02%
10 FRTN 25 400,014.00 0.88%
E: A AN NERA N
8.3 HIRESBHE AWM RFFE AZESHIFMR
I H Fra s () 5 35 G A A L A5
HEEHNITE AN FFE AR S 114,143.55 0.0080%

8.4 WIARESEH N ML B FA AT HAE S MU B X 7 1L

i H

FA RS nHUSRENEEXE i)

AT FPEBN G FES B
WEFCERT T St AR AT S

0~10

24 TLHL 26 T




HH B DA L VR S RO TRGIE S BB 2 6 2016 7 47 FE I 75 4 22

| ARG IERIHA AT RIS |

9 JFHAZEE BT

B
ReARARMH (20054 1 H 4 H) HE&mHEe 1,063,413,712.34
AR A S S 3 AL A 990,968,004.27
A A2 4 R 47 A 520,540,774.72
P AR I 4 R RE [ 473 51 78,925,904.91
AR FHEL SR A B A -
AFR A FH AR TE S A0 RS A 1,432,582,874.08

10 EXEHE
10.1 E&MPRFAE ARSI
RGP DI RS HRE A RS,

102 EEEFHEAN, HSTEEANENESTEERTHERANERS)
AN, ST 2016 F5 —KBUR & 2 WH BOEE, H28 AL RF L LA 5

VU Jm s 2 AN, T 2 AL BN 2016 4F 2 XK & = UUAT BOE I, %28 18 fh ik (Paul Tsang)

SRR AR R, E15)E (David Graham) e AR A R S . LR F I CARAH KA & 5.

AARTE I I S FEE AL T SFEE M TR A ERANFAZS.

103 BRESEHEAN, Ee&WMr™. ZeLEWEHTRL

ARG N B KA R E BN FEW . e FE SRR

10.4 H S BEHE SRR AR
AT T A R S 5 B SR A R AR R
10.5 3R &5 AP O & THM B S5 i Ot
AR A AT S T 55 T
106 BHEA. AEALKEREEEN G ZEERATIEH L
AMENEBN . FTTE NS R PE BN G322
10.7 EESHMAIESR A R 5 BITHA R FE L

,/:.':,j;
En

10.7.1 ESHAIERA TR 5 BT IRER T XA S&SAHER

;Figgjzm\w

EREAL: NRMoT

o B T T

| T e

ARER iﬁ WAE | mas Y P
- i L1 b1

P E R 1

2 25 Jidk 26 7T




HH B DA L VR S RO TRGIE S BB 2 6 2016 7 47 FE I 75 4 22

R
KRS
e
RIS
LR
TR
R
TS
OB
RS
PE: 10 T30 5 T MR RR AR A TR SN 2 (6T DS S 5V I 4 M A 7 5
BB NS HE<1998529 ) J% (6T 52 M5 B0V HE 43 5 i b L 9 6 RRS ) G
WS 472007148 ) A 3B, A LA S A 14 FIAE 5 Wt M FR bR L B s Jrdt
KIS OHSIREL. SR « BRTFAIPN GRERE. MRS | FiiEH
BAPH ORI PERVE R AT ME RIS . A2 ) AL S 4 74 PR A0 5% BTG RO 2
FERF: B SR 25 0 A1 120 5 W MR RR AR AR, (R RIBFILITGS T4 22) . s
T 5 G % P20 5 M7 3 15 LT A0 5 B T LA B

2. AR5 P RLFIE S 26 7 20 5 S E A B L
10.7.2 B4 FHER 20 7150 5 BT AT S AR BERE SO 1L

75.87%
16.12%
5.24%
2.77%

555,734.19
118,081.57
38,377.22
20,320.14

604,483,619.93
129,573,985.12
42,112,460.67
21,818,878.40

75.75%
16.24%
5.28%
2.73%

RlRrlRrRrINRP|RP|RP|R|R

EREAL: ANRMoT

fRFAE 5 [0l A AZ 5 BAIEAE 5
K5 SR b 24 HA 2 3 A 24 HAAL
) WA G | BT R | A A | R R AT 4 UERRAZ
A H A E A A E
o 9,540,000,
N i 0,
KUz 000.00 100.00%
FERESEEERAF

2 26 i3k 26 71

—O—AENAZFTNH




	1  重要提示
	1.1 重要提示

	2  基金简介
	2.1 基金基本情况
	2.2 基金产品说明
	2.3 基金管理人和基金托管人
	2.4 信息披露方式

	3  主要财务指标和基金净值表现
	3.1 主要会计数据和财务指标
	3.2 基金净值表现

	4  管理人报告
	4.1 基金管理人及基金经理情况
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 管理人对报告期内公平交易情况的专项说明
	4.4 管理人对报告期内基金的投资策略和业绩表现的说明
	4.5 管理人对宏观经济、证券市场及行业走势的简要展望
	4.6 管理人对报告期内基金估值程序等事项的说明
	4.7 管理人对报告期内基金利润分配情况的说明
	4.8 报告期内管理人对本基金持有人数或基金资产净值预警情形的说明

	5  托管人报告
	5.1 报告期内本基金托管人遵规守信情况声明
	5.2 托管人对报告期内本基金投资运作遵规守信、净值计算、利润分配等情况的说明
	5.3 托管人对本半年度报告中财务信息等内容的真实、准确和完整发表意见

	6 半年度财务会计报告（未经审计）
	6.1 资产负债表
	6.2 利润表
	6.3 所有者权益（基金净值）变动表
	6.4 报表附注

	7  投资组合报告
	7.1 期末基金资产组合情况
	7.2 报告期末按行业分类的股票投资组合
	7.3 期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	7.4报告期内股票投资组合的重大变动
	7.5 期末按债券品种分类的债券投资组合
	7.6期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	7.7 期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	7.8 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	7.9 期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	7.10 报告期末本基金投资的股指期货交易情况说明
	7.11报告期末本基金投资的国债期货交易情况说明
	7.12 投资组合报告附注

	8  基金份额持有人信息
	8.1 期末基金份额持有人户数及持有人结构
	8.2 期末上市基金前十名持有人
	8.3期末基金管理人的从业人员持有本基金的情况
	8.4期末基金管理人的从业人员持有本开放式基金份额总量区间的情况

	9  开放式基金份额变动
	10  重大事件揭示
	10.1 基金份额持有人大会决议
	10.2 基金管理人、基金托管人的专门基金托管部门的重大人事变动
	10.3 涉及基金管理人、基金财产、基金托管业务的诉讼
	10.4 基金投资策略的改变
	10.5报告期内改聘会计师事务所情况
	10.6管理人、托管人及其高级管理人员受稽查或处罚等情况
	10.7 基金租用证券公司交易单元的有关情况


