RKREMER T SEE

2016 FE5E 3 2

=R

2016 &£ 9 H 30 H

RETEN:. KRESEEEFRAT
EEREN: PEBITROERAHE
WEEHER: 20164210 H 24 H



R E G754 2016 R4 3 LR

§1 HEWRR

R EHNNE S LEERIEARE ISR R RICE, R IR IR B KR,
FFxs FC A AR BB L AR MR S8 R AR AN ) S DT

EEFE N ERAT R AR A FRGEAR S S FME, T 2016 £ 10 A 21 HRZ 17 AR
TR S s AR R A GG FNA, RERRNEAFAEERILER. RSN

e NS/

BB BRI LSS S B Se i RS BERIE R 97, (B APRIE SR & — s A

R HEAEWBTFACEIARERI . BRAT X, SBEH A 35T o SR AT R AT 20 D B A

SRR IR

AR I 55 B RR L I

AIAERIE 2016 47 A 1 HAZZE 9 H 30 Hik.

§2 &ML

B4 TR KEEMFE
AN 000626

S AL (N LT R
HEaAFAMH 201446 H 18 H

T AR I e U A

93, 544, 929. 92 i1

BB H AR

FEA AR P o A X, PR A i L sl P A 2
J14 345 TV SR AR B [ 4

AN PR BN 78 70 12 AL R SO 55 il (1 s
AR, WG B AT S B E
AMIEFE o BB SR B e o TR 8 2 B (KW 2 1

Reoein S B RGP, (R RS TR, )
KM SRR B B A, FREFE R T A A R AT
B PER AL O 5 SRR s W R

b &t b s TWEHIAEERIZR (BLUE)

U 25 A ARG NE IS, LM RS AT
TRERES ., BERIESE, fiRAEE.

B AN KRR 4 T BR A 7

BEFEEN W EERAT B A PR A

INER R A e ki KEFE B A NI ES iR

BRI A B A 000626 000627

R WK N 8 7 G 4 1 LS 45, 835, 040. 00 {4 47,709, 889. 92 {1




R E G754 2016 R4 3 LR

3.1 XEMEHEHF

§ 3 EEMFHEIFMESFHERI

Bhi: ARG
T 5 FE R WEW C20164E7 H1H — 201649 H 30 H )
KECEMFE BT A KEFEMET T B
L A S 318, 349. 40 391, 104. 15
2. AR 318, 349. 40 391, 104. 15

3. IR ET A

45, 835, 040. 00

47,709, 889. 92

T AW OSBRI RO . BBt

HAebe N OANE A SRIMERRSRED ER

ARG G BIAREL AR A e T N A2 e B AR s e, H 324 2 R 34
RRAEAZS, B, AR EREEE N E, A O S AN A R (1 A0 4

3.2 EarERiL
3.2, 1 Jfes T 0 B (2 3 B R B S TR 25 Y e
SR 1 A
- Bl | s | LSBT | IR | -
i %D BEe | mhkaze | asmeze | O 9| @70
RN
A 0.6419% 0. 0054% 0. 0880% 0.0000% | 0.5539% | 0. 0054%
R T B
[tk | Bl | SR | AR | -
red ® wEe | mkaze | axmeze |09 | @@
EEY
A 0.7027% 0. 0054% 0. 0880% 0.0000% | 0.6147% | 0. 0054%

T AT RS R  BC i H &5 8.




R E G754 2016 R4 3 LR

3.2.2 HESAEFREMURES RTHeE e T3 & 5 RS R a0 R 2 ) i Hk

8.04% |
6.44% |
4.83% |
3.22%
1.61%
0.00% ! —/_///
o g o 5 e
=} o te} - T+
o — o — (=]
+ + 1 [le} 0
R R R R R
e T B K R DGR K — KT W B0 A A B
8.64%
£.92%
5.19% |
3.46%
1.73%
0.00% b /
o g o 5 e
5 o & = 3
+ + 1 [le} 0
= o o = =
&} L&} L&} &} L&}
[ == A i 00 A B PO R — O A i B0 Tl 0 P o
H: ARGEFEHE, EEEHANYEEEERAERSZ HRNA T ARG R85 4 A e fl R
HREEFNLE. PSRN, RIEGHRTHAS TSRS ERNZAE.

§4 BEAMRE
4.1 &M (RESLBNAD FHH

| w4 | m% | EAREESSEYIR [ EEML | B

3



R E G754 2016 R4 3 LR

EREEY

B A

FIR

IR

NI A

ErEasi

2014 4F
12 H 24 H

2016 £ 8 A
31 H

12 4

28 e e 2013 4F 7 H
TIANK R4 2013 4F

10 H 14 HZE 2016 %E 8 A
31 HAE R 45 O A4
Z BN, 2013 4 10 A
28 HZ 2016 4£ 8 H 31 H K
(R ERAR G IS A BB
., 2014 4E3 H 18 HAE
2016 4F 8 H 31 HAT KRR
e o 58 JHTT ISt 77 B 4 42
FEEIPE, 2014 4F 3 H 18 [
£ 2014 4 12 H 23 FHTRRL
RMEESZLHPF, 2014 F
6 H 23 H% 2014 4 12 A
23 HAT K EEM 5 18 T4
ZHBIFE, 201446 H

26 HZ 2016 4 8 H 31 HAF
KB AR VR A L IR
FR TGRSR GE I,
2014 4E 12 H 24 HE

2016 4F 8 H 31 HAE K tR
MlTHIEF RS R &2
KK I R B T
GIEZI, 201543 H
21 HZ 2016 4 8 H 31 HAF
KBGAH F B i i 4 &
KBRS i fii 77 BLIE T
BRI I LA, 2015
3 H 27 H&E 2016 £ 8 A
31 HAEKRHCR TS RGN B IR
HRNEF R RS S E,
2015 4F 4 H 29 H & 2016 4F
8 H 31 HAE KA RIEH
BHIREAEFHR RS S
Z¥, 2016 FE5 H4HE
2016 4F 8 H 31 AT KRS
T R VI B VR A R 3%
HEIEZT, 201545 A
15 F% 2016 4F 8 H 31 HAE
KBS R T e B VR A B
FRuHSESAH., Bf
RN, EiE: PE

NI
G2

2016 4F
8SH6H

9 4

Y 2y N 3 2 e o e ol
2007 4 10 A A KRS 4




R E G754 2016 R4 3 LR

EHARAR, ez
%% BhEE s m, 4
BICEREFEE. e
W f ﬂ%@ﬁnA b
R e A S A TR FE L ]
E SR eSHE., 3

2016 4 8 H 6 HiZ KA
Tl R VI B VR & R
FeI &%, {2016 F
8 H 6 HifE KFEME
miligtetess, 9

2016 £ 9 H 6 HiEt TR lE
FERMNIAEELES

ﬁ%%%M%ﬁ%olﬁ.

]

BE

mm

|
N
i}
o

L AEIRE . BN ARGE BN ERREZH .
2+ AEZF AOVAE R T SRR AERE AT ML B2 GIESR L O N 53 BEAS B B 0000 (RIAH G RE
4.2 BEANHE YN A EEBIEEITEH LU

FAREWIN, ARGEHANRET GEFE) « GEFREERSE) « CRRFEMER
Wi GG R MHAG EFEMNE, AReEHIEE , KREV RNk E
MO BBl WG IR HAT N 5 R IEEERT & RIEANEM. M R
PRI g 5 RS U E ,  ABE G BOH KA BTN, WA R BT W28 5 MR
WTTIAT L SBAT A B R ARIZE I RIRAS 5, BARIS R Ak B0l ALK RS LU
fET W RETHSEBEAONRE, AW WREAE WS E . BhRR 5T 5 e 2L
AE LG, ARV s (R A R R 58 U B RTIR T, 55 TR e B A AR
K2 o
4.3 A PR GERHH
4.3. 1 ARG HERPATEI

R GEFRRESEHAF A TPZHHERIFEL) KHE, AFHIT T CRBdEeE
ARAFDVFEZGHHEY « CRREEEEHARAF TS B SIREHE) « AFB IR
ME IR e, ZERE. FERN e, gl 5E8 g mins, W
AU WA RERE. ZHPAT WGP 58 RS R &5 . BT
TEER A SR T FE AT, SRR I A ST BT RS, S 5 B AR 5T St 52 B I S %, M

- Fi A ERE R, XU B G S AL S R DL T A B A,

SRERZH oA

H5 W




R E G754 2016 R4 3 LR

2 IR OME AR, RIE T AP KR TR AT AT KRR EE
4.3.2 RERX BT AKERHHA

O ) AR B B S SIS 2 mTRIE R T R A T R [R5 5+ A1 AE 5y 5 R REAFAE 75 22 5 1K)
1T RHEAT M. 2016 4F 3 AR T BB G RIREEZ HAAAAER A R AL 5 £
BRA G SIRBUARAE 2 W e s B R R A& Z WAAAEBCE R H RS 5, BEAFES 5L
Gy P s IF S IR H S A58 5 S5 R BRI A8 oy ol i i B4 H s & 5% 16 7 #ei
BRI AAAAER AR IAAE 5y BB A AL 5 H R A A2 5 T S b sg 44
SR G B RBARRINIZIAZ T A i A B RRE M, T i SR E R BARAAAE R 5 4T
Ny ABEEEAE Gyt 22 0 A Gt B A LE R 20 S e BSE T 4 AR W BB AL A RN AE B 2 s

4. 4 WEFINESRFRISFSES

2016 =T, JUTARSEIITRMEI I TECE, BEMAARER, W EERRIE LN
2.10%, % EFFFE LT TBP, 14 RGN Z AL 2. 73%, B EFENEE 11BP. =1
FUR R TAT, ARG THRRIER, | EWER AR F174 25bp, 1 4F AAA JE
ALEE SR RATZ) Llbp, 1 4F AAHFERERSH RPN ATZ) 34bp.

REGTEMIFRANEE BRI T, 456 R SUMIaE s, @A ASH, =5
HEHSRE.
4.5 REFAES KNSRI

e HINASE S A JOHEIREE %N 0. 6419%, B ZRIPEILEE RN 0. 7027%, HAMDL &t L 5
HENR 23 229 0. 0880%.
4.6 REHNESHT ABRESFHETE U

o

§5 HEAAHRSE
5.1 REHREEH-HEHEN

e i H & O 3L ST RIS (%)
1 Ii] 5 WAL 2 $3 % 24, 986, 845. 81 24. 66
Hep: gz 24, 986, 845. 81 24. 66

B SRR SR - 0. 00

2 SENIREE SRl 63, 662, 000. 00 62. 84
o S R0 ) SN IR A 4 i - 0. 00

#
o
=




R E G754 2016 R4 3 LR

RN

=
BATFRMGE H &G 1 12, 134, 638. 87 11.98
Hopt % 528, 321. 93 0. 52
it 101, 311, 806. 61 100. 00
5.2 B B R B 1
e T H bR T E R (%)
1 |3 BN B2 Bl e Rk 5 R A0 6.61
Forbre SEBr a0 ik % 0. 00
75 it H &H (o) 3L T IE I (%)
9 |[HRAE HAR A7 nl e ik % A 7,424, 788. 86 7.94
e by 2 [l ey i % - 0. 00

VE: 0 YT P9 525 [ 8 S A o i < 7 L R LG DA T S RN S B H R B AR
A Ll A1 1) ] BT 244

5255 1E [51 D ) 3% e R AR 1 2 4 TR 7™ 1B ) 20% T Ut B

E: ARGEFLE:

“BRAR A BB RS BLAN AR SR IE RN B R E RN 2S5 H

AR I I G B HEL Y 20%; TR AU (] B0 AR 3 < 5 55 A [ AT ) B < AR A e O < 9%

FAE 20%00), BEEEH NN SLE 5 NS H N T RE” .

Bt

5.3 HE&HRRASFHIRAKHIR
5.3.1 BHAS TR RBIREAFE N

ARG A, AR AR

i H R
e IR BT A ST F AR IR 50
T A BB AL ST BRI AR R B 88
0 I 58 2 ST R R R e IR E 30

MEYINERA G FRIRKRBRBE 120 RIELUHA

T AREEFLE:

AN, AR LRI

5.3. 2 WEHRBEA G-FIIRRHIR 40 Lol

ORISR A G KT BRI RERA L5 H AT 120 X7, &

FIPR B o 2 e B 1

B IR B f5 5 22 4 B 1

g LRl LB (%) ML (%)
1 30 KA 91.72 7.94
Hor: FIRAFSIAET
397 MR %A 000 000
2 30 K (%) -60 K 0. 00 0. 00




R E G754 2016 R4 3 LR

o A7 ST
ot 0. 00 0. 00
397 R IHIEFBh | A5
3 60 K (%) -90 K 0. 00 0. 00
o A7 ST 000 0,00
397 RIIT5hF| 215 ' '
4 90 K (%)-120 K 0. 00 0. 00
Hodr: Fol A7 ST 000 0,00
397 RHIEFshF) 215 ' :
5 120 R (£)-397 K (&) 16.01 0. 00
o o A7 s
v = 1] 2 pe 0.00 0. 00
397 K IIF-Bh A A5
&1t 107.73 7.94

5.4 WMEHABRF AT IR KT EHET 240 RFBOL Y

AR WA BB AL - P IR AR A Sk I 240 KA DL
5.5 MEHREMF R IRNGFREAS

e fiie 75 it b MERBA (JO) d AR BB R (%)
1 P e - 0. 00
2 | RATER - 0. 00
3 | &R 10, 007, 447. 98 10. 70

Hrp: BURMES R 10, 007, 447. 98 10. 70
4 | Atz - 0. 00
5 | Ak R TSR 14, 979, 397. 83 16. 01
6 o - 0. 00
7 [ERIZE - 0. 00
g | Hdth - 0. 00
9 | Al 24, 986, 845. 81 26.71
ol A7 BEWIREIT 397 KRS A%
10 , - 0. 00
7%
5.6 MEMRILMRBA GEST = HE AKX/ EFR T2 AR TN
e e poras | TORE O sk ey | T
e (%)

1 110417 11 RK 17 100, 000 | 10, 007, 447. 98 10. 70
2 011698440 | 16 I I#ii% SCPO09 50, 000 | 4,995, 668. 40 5.34
3 011698097 16 % #% % SCP002 50, 000 | 4,995, 504. 17 5.34
4 041651042 16 #¥ H ¥ CP001 50, 000 | 4,988, 225. 26 5.33

5.7 “BTFRM” 5 “PERMAE” B KBS T~ E IR

e i B3 175 V0L
i 5 T P9 O 28 B R 4G XRHELTE 0. 25 (F7) —0. B%[R] i £k -
5 3 A i 8 ) B v R 0. 0995%




R E G754 2016 R4 3 LR

T A 25 ) R AIRE

0. 0166%

e A RS AR H A 25 5 R 206 10 il BT 351

0. 0546%

55 0 A i 2 B AT A XELIA 3] 0. 25%18 5L 3t B

075 YT AR AR A7 i 8 R £ XL ) 0. 25% IR L

T35 49 A I fi 8 P8 PO A (BT 2 0. 5%1% 8 Ut B

0T I AR A 2 I i 8 B2 R 2 X HELR 1) 0. 5% DL o

5.8 REHIARIEA SOHE 5 He @ T 5 H LI R/ B BT +48 B SCRAES B R A

ARFe AR WA R ST A B SRR SR -
5.9 WHHAGHEME

5.9.1 AESMERAMRBRAEME, PAENRUKARAES 7, EEEAREYHFIRH
FBREAIAN @M S, ERRAKTFEHAERREIRANRER HiHRRE. A28
WA ERESEREIFSIAT N, FERSHBEERFEART 1.00 T,

5.9.2 AEGHRFHE LUK RAT EGR BIASHEE R RAE, RAEREHH H T

—HEARIATHES. LTHHEE.
5.9.3 FARBE=HIER

s ah

A o)

A7 HH PRAIE S

ESCIE S i 5K

YA

528, 321. 93

SR R

NN EN

R

Hott

0 [ [ (O [ |W DN |+

it

528, 321. 93

5.9.4 BHRA GG MERFAM TR E S

B IAER, 2Bz S & e Rz,

§ 6 TFRAEE BRI

Az fy

|

PN ESES IR

PN ESES IR

0 ST < 1 0 i

48, 571, 695. 74

56, 330, 431. 28

e 7 T 1) ik < A HH D 0

26, 556, 497. 57

31, 761, 459. 66

5 T ) e < A B ] 00

29, 293, 153. 31

40, 382, 001. 02

T AR & 1 B

45, 835, 040. 00

47,709, 889. 92




R E G754 2016 R4 3 LR

§$7 ZEEFHEANEHEAREREEESTZ WY

§ 8 MIHEE RIRH AN EESS B
AFE AR IR BB R A A EEAE L

§9 HEXHHEZR
9.1 EBEXHHEH=F

1o o IR M 2 A SE ST K B I 56 B 1T T 3 268 < fA S A
2. AREFMERTHHEEEEER)
3. (CREFMF IR i HEEIEE 0
4y KBS A R AR B, An) &R,
5. Al P9 FE SR 2 i T LA R A A A 1 R

9.2 FFHOH R
A I T AT S B AR

9.3 HERGTR

BRBE BN AR PR A, BUS S AREE A MY http://www. defund. com. cn #EAT
o

KL S E A TR A A
2016 4£ 10 A 24 H

#0010 7L



