577 15 GMVARSE 5 BT IR SOIE SR #5258 5 I R < 2016 458 3 /4l s

5 IR BINAR R B B BRI BUER B R E S B EE S
2016 £E58 3 FEFMRE

2016 4£9 H 30 H

BEETHEN: GHEREEEHARAH
EEFEAN: PELHEBRITROERAA
WEZHHY: —O—NE+HZ+AH

1013 13 11



5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

§1 EERR

HE NI 2 JOE FORIEARIR S BT R E R 2 1% SR
B E IR, B S RN e B R AN ) S T AT

FEEE AN E TR RAT B A PR A R AR A FL G5 [ AE, T 2016 4F 10
A 21 HEZ 7T AME PR S Habr, SEEMARRASRESAS, RIERE
N B RRICER. RS i KR .

B R LAWCSAE L B R S SR N B A IS R & 0, (HAVER
WEEE S —E B .

SR S ARE IR REI BRGNS, PR E/E 3% sk
T N 240 ] S A < IR AR S U W

AR A I 25 BERLR T

A IHE 2016 4 7 1 Hikdz2 9 H 30 H k.

N

§2 EE @l

2. 12 &7 Mg

4 R Gy JTIERNAR ETF Bz

B4 AR 110026

A2 G A 110026

g iafEir FLRITFF

FeaFEMH 201149 H 20 H

et IR FE S AT | 486,473,768.72 11t

Bk Hibr SR IRER SRR, 1B SRER R 2 R R R
Z 5

Pt Hng AFEENADAR ETF (RS . AR ETF &
SR FH 56 4 A ) ST Bt I R 6 400 R ) 4
Wahie k4, A5E FE@ES BT T AR ETF
SIS LU ) SR B BR R, 7044 H 3 B




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

i 125 FZ A% M £E 0.35% LAWY , SEALBREA VR ZE F 1 £E 4%
LA . fER BT, AESKAELREHES
ML KB ORISR R AR E, o K H
S R L (1) 77 SEGIE 25 — R T35 28 5 1 75 kAT
QLR ETF (3532, Atkgnl S5 B g
Gy s B IR MRS B SR, AE R ORME DY H
i

Mk 457 b e v ANV FE B2 2 X95%+i A7 2R 2 (Bt
J& )X5%

JRUB AL 2 A AE AFEENADAR ETF MBcERE 4, FLAUH XU IR a5
KPP TRERAES ., MRS RS
AR 4 BB R AR ETF 8 Bk SR LRt
e, FLA 5 R AR AL ) XU R A AR AE

HEEEA Gy I ik B A TR A

HEFEE N o [ LR ARAT A A BR A )

2. L 1B tr RS HEEF R

Ha a0 5y 7B RNARAE 55 BTF IR B S5 4% 0 5 4

B4 AN 159915

5k G B (ETF)

201149 H 20 H

RYNUETF 2 5 i

L F 2011 4 12 A 9 [
S AFFL\ S 577 A e AT I A
BAATE AR o] T B AR A 7

2. 1. 2B rEE & M A

B H s

B RS B AR H A8 SRR R O 25 158 B BRIER 1% 72 Y e
ME.

BB AEG

AN He RN 5 A R AEBEAT BEBT, RIHZ IR AL AR 5 4

3




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

RS B ZEL RS S B AL S BB SR AR B A o (E 2 2 4 4
Gt J7 VAL . AR IR A AR R A U T
H AL U R A R AR R ORI R S T
e B M R BRI R TSR Eh AN e S I DL K
I, S EE N A ST, R R
PRERIRZZ . AKE G J7 4R H 2SR IR i 125 5 42 ) £
0.20% AN AL BRER IR ZE 4R HIAE 2% A . ARG ]
S 5 IRAR IBRA Sy, B ZBUAR s XU B2 1 S U
LA R DY H 1.

Ak L A i INIZ &R
AHe g R R R G, TR S i AT s TR A
[ M. firrke 5t miigite. AR
JRUBSE AL 2 R I

& KM EEHNAREAR IR, BA SR
[R5 BOR LA %) XS WAt R AAE

§3 FEMFEIFMESFERIN
3.1 EEMFE

Bfr. ANRmoo

FHEW 55 FEbR A (2016 4F 7 H 1 H-2016 459 H 30 H)

LA E eI s 1,135,179.00
2. R -29,429,637.04
3N 33 5 < 43 A0 A< TR -0.0624
4RI G 587 1 1,064,931,384.96
5 AR B 4 2.1891

T LPTid ke W EHR b AR NGBS 5 2 1 S TR, Th A3
H A LB KT R T P s 5y

2 AW C B st FR AR B A IR BN . sl HAbioN CARE A et
fEAE AN ) FNERAH T AL A B AR, AR AR 3 Sl s in_EA 22 e

WA B RS
3.2 HEHERIN

3. 2. IAMEHESHBUFHER KR KI5 RS R i 2 i1 B

BB FE 1Y

ERS | kgt | AkSilk ©-® @-@




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

KERO | KRbr | Bk | Bk
HZQ | faF | fhaEE
® PRiEZE
@

-2.98% 1.09% -3.30% 1.12% 0.32% -0.03%

=4
H

3.2.2 HEEAFREMUREES RHHMEE KRR R EE RS LB AE
W 28 FR AR E) B LEAR

5y T3 IE RNV AR A 5 BT T G T BB B G kA
RUTHPE R R 5V 5 LA W s 2 1 B S B F5 0 LE ]

(2011 %9 A 20 HZE 2016 %9 A 30 H)

327.73%

291.32%

254.90%

218.49%

1582.08%

145.66%

109.24%

72.832%

26.42%,

0.00%:

-36.42%

2011-09-20 2012-07-22 2013-05-25 2014-02-27 2015-01-27 2015-11-29 2016-09-20
[— SAAeILEETFRE — L REE]

E: BESARANEREAR, EEMmBFHEE KRN 118.91%, [FH
L IR 2R 3N 144.01%.

§4 BEAWME

4.1 ZE&EEH (RESZEHN) FHr

EARSMELLH | Ik
k4 A% SRR Mol Wi W
TEREM | BEEM | FR




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

AEE W FELH, 5 ik
IINKR SR B AR R 4
3423 (9 2012 4£ 09 H
20 H % 2016 - 07 H 05 H).
5y 75 15 FE M B A F8 B4 e
FRERERHEEEH (H
2015 4 06 H 03 H % 2016 4
07 A 05 H). Z ik

GBI RS G B S 3% 1+ B %
KA AL (H 2011 4F 4, EATIE
09 H 20 H % 2016 4 07 A 05 NE R
H). 573k 7F 100 22 5% BRAT PR 2 7
FEC TS SO S5 H 8 S 4 ¥R oy

3§§ B Am (12010 | D002 8070 | gy s
09 H 27 H % 2016 407 H REEHA
05 H)« BT a5 % B2 7] Ak
AR IS I 42T (Y A
2015 4F 06 A 03 H £ 2016 4F &% H )
07 F 05 HD. 57k Emkl B,
AR PAE I3 R HE 4 1
HELH (H 2015 £ 06 A
03 H#% 2016 407 A 05 H).
5y 77 IBIRAE 100 32 5 B FFik
RGOS E S LT (

2010 4F 09 H 27 H% 2016 4F

07 H 05 F). f535 B

R A 2 T B

N T M e e
1) 2B 2ELFE KA AT S5 R iy
GG LT 5T A BT %ﬁiﬁ;
BB SGHOE S 3% gﬁgﬂﬁ
G IS L T, 5T ERIE I,
100 22 5 BUFF A HTE B FE
VORGSR, | A

B | 57 AT RO GO g - 84F | e i gy
WA IS LT, 5Tk o enginn
NGRS RS SR IE 51 R g o
ML 42 H 5Tk R e

SR EEY ST I e,
R B PO 5 3 a4 i
GLTE, 5T ISIRIE 100 52 5 R
IR B £ (4 4 é&%fi

H

TE: LUCACRI“BAE Py S e RS 1, E2 < 0 ov s




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

SEFAMZ H, RIS e i IAT H .

2EF M SCEMATIE B2 GIEZR ML G BRI 00 AR SR
5E o
4. 25T NSRBI A SB M TS B H A

RGN, AFESEHN ARG T GEFRIRIEETE) Sh A &
He AT B HREE CESEE S NHE, IS THY. BUET
BB AACNTRE, AREWEH . B 57 00 R 0 S B AE B S e, 1
PR RS I RTEE N NS AREA N R KR4 . EAR S A, 2 &8
EVEAI, T F SR HRA AR AT .
4.3 NP5 ETYLH
4. 3.1 A3 G il BE AT 15

RGN T BB A A IR S R RO . S SR
P2, CARIRAL S WP T R R A PR R AN R B 4 A, D) 5Bl Y 2 s
AFEGAE TR NFIE T TS PR AL 5 B 1) B 9% 4% 10 P A T R4 v 52 5
R4S, FHFEMAZ HPATHIIA P S H i, LB REE. Mgt e 1E
ATHRA HIEAR SN, BB E A5 RGNS G, LU AT RERA R A7 X
FPS TG . RGN, AP35 IR SR PAT I R4
L2 FRE AL GAT NI T
WEHIN, AFE N ARRAES S5NLEGHT AT ML S H, FHK
8158 5 S D IR BRI A8 By BB i E 2 H OSSR 5% A8 5355 1 IR, A
F B A P TR 43 0% S 5 AN oA 2 & R AE IR F1AE 5

AR, RRIUAIE S H T BE T EOR A58 5 AR 2 ik 1) 55 58 5 o
4.4 1R BN ZESHIB T SRR SR I U B
4. 4.1 A I P S P R SR BB A 4 b

2016 4 3 Z=JE CPI )\ =F= K1 1.9 752 8 H iy 1.3, Hrh & iiis Bk
WK RE 7. 8 HMHE PMI LRFRAE 49.9. 50.4, {EMiZ L F#sh; fER&ET
M, 7 H. 8 A#iE AR MLEE 3N 4636 14, 9487 1Z7t, HikE T HHrs
DRI IR E . BRI, 9 AJRELKR, 2N % 4R H & ™ IRIBER I BUE,
P = RN B — R iR R . R TR LI AT IR R S, PR BN R R

=iy

4.

P



5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

BTN W, WS —AMRALE S B
BRRE, Wit L P AL B 1, PPP IR H KAT VAN EAF 45
ST N, TR ERBORMEAFIRIE O R KB RO 47 IR

&t

2016 4F 3 Z=JE_FiFFEA0EKIR A 2.56%, BIMLAR His Kok g 4-3.50%, {FEA#ish
TUFRAUHE G, AN 8 1) B 1501 7E R B 57 L e B 1 Rl b, s R A i
4. 4.2 #hd I 2R RIS I

WEWA IR, AESHFEA 21891 Jo, RIS WHFHEBE KRN
-2.98%, [A3AMV SR LS E IR 35 R ON-3.30%, FEALEREFIRZE 0.613%, {EA M
SE (R HVE 2 A -

§5 WHEASHE

5. Ik EHAREEHE~ASHN

4 R

Fr5 5 H &H o)
el (%)
1 | B 19,046,895.77 1.78
Horr: R 19,046,895.77 1.78
2 | EEEWE 990,949,583.98 92.64
3 | Ml Bt 19,998,000.00 1.87
Hrr: gz 19,998,000.00 1.87
B SRR SR - -
4 | BEEBEEE - -
5 | &RbfTA ST - -
6 | ENRELFHT - -

Forbre SR R 1 SN IR 6

S 7 ' '
7| RATERMG &A1 37,136,631.30 3.47
8 | HAthBt,~ 2,582,410.52 0.24




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

9 | &it 1,069,713,521.57 100.00
5. 23R H b & B4
5 s
2 L ) ARt
SR el | BEA A FHE
5 H fE L1
it (%)
st | | enmen | o
1 ;‘g%{;ﬁ#&% i ;“t (ETE ;é%?( 990,949,583.98 |  93.05
54 A
5.3 E I RIFAT WA R R R B E
5.3.1 MEFIRFATWA KRB RERRAES
. st B IS R
R GRES | ARME GO EHB (%)
A PR RRL B 232,581.08 0.02
B Xk
C |l 8,184,828.95 0.77
5 HLJ ) B R OK A PR AR R
NI
E |5 226,204.44 0.02
F R ARSI 40,054.21 0.00
G il aAmgEl
H |18 Ol
| |5 B RS B AR IRS 7,385,071.02 0.69
J &Rl
K |55 Hb =l
LSRR 55 5l 350,052.56 0.03
M (B} SR AR R 450
N KR BREEAT A it i Bl 840,483.57 0.08
O [ERMRS . BEAHABRS
P &
Q |PAEAMSTAE 569,734.58 0.05




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

R [Ctb. R E MR 1,217,885.36 0.11
oE - -
&it 19,046,895.77, 1.79

5. 4R BRI A SOYME 2 S B8 LB RN R AT+ 42 R R 9 4

4
\ s B YRREL
5 | SRR R SE A4 FR BE (B omE o)
18 bt 43
(%)
1 300104 SRAW IR 19,055 843,183.75 0.08
2 300070 KR 45,407 840,483.57 0.08
3 300059 R E 36,787 704,471.05 0.07
4 300017 WX 1 Aol 4 8,855 618,079.00 0.06
5 300024 IETIN 19,713 464,044.02 0.04
6 300088 KR 28,380 448,404.00 0.04
7 300072 =R 10,192 444,371.20 0.04
8 300408 =R 18,976 351,625.28 0.03
9 300124 CNEAR 17,255 326,292.05 0.03
10 300136 SYEEE 11,961 305,364.33 0.03
5.5 MERIRZRGEHR BT RAGHFBRRAE
- B 3 4 B PR I
F5 & iR 2~ FUAMHE ()
fELLLA(%%)
1 [ Z A5 19,998,000.00 1.88
2 H AT 2 - i
3 &Rl - -
Horb, BUORM 4 - -
4 | RS - -
5 | ks e %5 - -
6 S - -
7 | AIEAT CRI RS HATT) - -
8 | [FkAFH - -
9 | Hith - -
10 | &it 19,998,000.00 1.88

10




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

5.6 MEFARIZA SRAME b Z ST 7=13E LI R/ M HEFF BRT L4 B 3B A 40

i
B
5| B wEAN | HE G| ARME Oo
EE R0
(o)
1 019546 16 [ fit 18 200,000 |  19,998,000.00 1.88
5. TR BEHARE A RYME GESH 738 IR/ R BRI+ 4 B SORFES:

B4
AT A IR AR B SRR -
5. 8RR LA SOYME 5 ST 8 LB KD HEF IR s St & R R B
|
ARG AMEHRARFFA SRR
5. OB AR A FOHHE o He S 5= 3E LU R /NER P IO I TL44 ACIE S 3% A 40
AT A IR ARFFABGIE
5. 10 REHKRAZE ST BRI Z1F LB

AR FE AR IR R IR W11
5. 11 |EWIRAESHF K B HEAHIL H1E A
AR AR AR AR BB [ A 5
5. 12 WA G MvE
b. 12, 1 ARG H B HT T A4 UE 7 (M RAT FARA I H B I 3 T2 R A,
BER S gl H AT —E N2 B ATTE DT AT S TR .«
5. 12. 2 ARFEGHL T T 42 I S0 tH 4 [R) R 1) 6 0B JRE S P
5. 12. 3HAth %% T 7 4 ik

FP5 2y i e (o)

1 F AR S 122,878.87

2 | MWOEZFEH K

3 | N

4 R S, 75,003.61

5 JS2 AT FR R 2,320,227.42

11




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

6 | HABMIGK 64,300.62
7| R
8 | HAh
9 &t 2,582,410.52
B. 12, 4R35 HHARIFA R AL T4 R w2 £33 2 A 4
ARG AR A WK AR R A T I mT e 05205
B. 12. 5 HAPR I 44 JI 5 A7 8 It e 52 PR IRG 190 1) i3t B
TIEZ IRy | LB B
s | REARD | REEARR | A rhE FHE L 1 LR
o) ) 5 e, 1t
1 300070 KR 840,483.57 0.08 Eii;ﬁ:
2 300088 | KAEFHE 448,404.00 0.04 Eﬁi;ﬁz
§ 6 FFBARESMHZF)
R VAR
A ST 35 <5 4 B0 A0 454,682,121.84
A ey 1 < e g 47 0 194,713,417.32
e A 1A < R R [ £ A0 162,921,770.44
5 HHEL G R B B 4 50
75 H SR Ik <A B 486,473,768.72

§7 ESBTEANEHERRSRRAZ ST

71 ZEETEARESEEHIRNHBRL
AR I N HE < BN R R AT S B

72 BEEBNZHAERREREEEE 5 AL
AN A A < BN RIS R A e R L Bl SESEAREE G A

12




5 77 1 QMAR S 5 T IR BOIE SR 15 58 5 Ik < 2016 456 3 /ARl

§8 HENMHER
8.1 FEMMFHEF
1 rp BEIE M s 5 U5 T BME AR 52 5 BT I dE BOIE 77 558 2k e ikt
RIS

2. (G T7IEBNIAR A 5 RPN B S $ BT B S R S S B & B R
3. (G U7 ik B A R A W RIS 4l 55 R D5
4. (G F7IE BN EE 5 B T B0 F5 35T e 4 R AR i)
5.4 B NV 55 BEAR AL AR AN E ML B
8. 2 FETEHE R
J T R X BRYT B MRV AR 8 30 5 MIARAT KJE 40-43 %,
8.3 &EP AR
PR BT ) G 2R A5 ], A A4 A BRI S AT A

SRR EEARAT
—O—ANETHAZTRH

13



