CRATRESFATRAS
ra BANK OF communcaTions 8 Schroders

RS EE T 60 RRFENEFHTEH S
2016 455 4 TEWE
2016412 A 31 H

HEFHEN: TREY EESEHEARAF
EESEEN: FEHBRETREERAF
wERHEH: —O—LFE—A+LH



LRETRASERTMRAS
b BaNK oF communicaTions i Schroders

§1 EERER

BEEEHEANNEF S LEFRIEAR S TSGR RRICE . RS IERRREL
HOREN, AR ESPE. AR AN e B PR AR AN ) R % A BT

BEEENPEEERIT RN ERAFREARES S FME, T 201741 H
18 HEW 7AW F M 55 18hr . M EIAEHASIRELZENE, HFIEERANBA
AR BOC . =PI FRIR B R R -

FEEHENAWELLSHER . SR 50 i R W B S5, (HARIESE
LR,

e g A S H AR AR R BHEA R, 58 EAE B 5 sk ai
20 [ S AR B 4 R S U B

N Al B A S 2AEE S

A A 2016 4210 A 1 Hiig% 12 A 31 Hik.

§2 E&rEHBR

AR R 60 K A5z
e 519721

e S A (Y FLRTFFIRA
BEE&aFAMH 201343 H 13 H

0t JI R e <5 477 00 L 0

2,008,857,763.36 1

REEEAERA G2 E . REFB sk LA L,

Bt Hx S InERA W s, B AR NSRBI AR
FEIEH .
RIS AR GRAPERIATIR T, S5 axt E NI E
WMZTHEAT . efIZisiT. B/, ftmh

Etan s s R M A T M, B S
BR&GH), BINIEFESR T TR, RIBCESIIE R 5T 5
S BT

b &t B N R T - I R R A 4

S 25 A JE TRINE M R AR TR B i, IR

W KPR T R B A L TR A R Sl i o Y

B2 o414 |




LRETRASERTMRAS
b BaNK oF communicaTions i Schroders

e, mTRMTHEESF R TEES.

A== N AR R 4 FEAT PR A

BEFEEA Hh ] BEARAT A A R A F]

TIRMEES SR | SR 60 KfiiFF A SCHRFEIE 60 KAFZ: B
TIEMBEEAZ A0S | 519721 519722
%&fh’%ﬂiﬁ?%m&%/ﬁ% 8,491,238.98 2,000,366,524.38 1}
20 S B

§3 FEMFEIRNESFERI

3.1 EEMEi
BA: ANRMmIC
B WA (2016 4 10 A 1 H-2016 4£ 12 A 31 H)
- H 4 46 b — — Y

TR 60 Kfmds: A | TP 60 K& B

1. A sEHk s 54,746.22 8,754,873.38
2. AHAFE 54,746.22 8,754,873.38
3. WREE T HE 8,491,238.98 2,000,366,524.38

E: 1. BEREMBRE, AReSATHERS S0 R, 70 iSIk & 08t
ARB G HMBRE M. AFEES M SBIFE S MEN S . L5 R,
ARG AL HE0.30% K 4F PR T SR B iR 55 9%, BRI dilinif0.01% )4 9% %t
SEAH IS5 P

2. A C eI R e A IR RN o Festilea . AR (NS A fedirEAL
B ) FHERA IO R AR, A A YA O se Bl e n_EAI 2 fe (642 5)
Wz, HFAREGERAMERMATZE, Kk, 2o EZsihay®, A0Sl
WA 2t RTA S0 1 g TR 55

3.2 EEHERI

3.2.1 AREHEESHBUFEWGEER LR S FELS BRI R 2 R

1. ZHREW 60 K5 A:

FEE | ERE | kgt | kgt
EQD RhpfEZ | HEAEIES | FEHEYGES

B30 414 |

BB O-6 | @-®@




ra LRET RESTEARA

Bank oF conmunicanons i Schroders
@ RO | FhrEE
@
HE=AA | 0.6300% | 0.0015% | 03403% | 0.0000% | 0.2897% | 0.0015%

T 1 AR E A A P 2 e AF O & 5 R A0 H Dvikt as H s

.

2. ARESRHATHEIHRR IR, FAEBEHNRE ST,

2. RPN 60 K5 B:

| MkgiteEx
o | PN | MR Eéwi
e O e | Mg | | 0—® | @—@
O R UEZE
®) (B
@
TE=ZNH | 0.7031% 0.0015% 0.3403% 0.0000% 0.3628% 0.0015%

TE: 1 AR E A A T S s AF O A & S R A OH Dvikt as H s

LR

2. AREERATHEIHRG IR, FAEBEHARE ST,

322 BEESFEMUKRESHH R HFE R R RS LS B fE i

RN LLE

ATARE D I 60 RO UETF R B i &

18 R B 8 3 5 S U R v i 26 g S Font LG

(2013 43 H 13 HE 2016 &£ 12 A 31 H)
1. ZHERFI 60 Kfiid: A



LRETRASERTMRAS
ra BaNK oF communicaTions i Schroders

12.58%

11.32%

10.06%

3.81%

7.95%

6.29%

2.03%

3.77%

2.52%

1.26%

0.00%
2013-03-13 2013-10-31 2014-06-20 2015-02-07 2015-09-26 2016-05-14 2016-12-31

|— ZiREM a0 R s — IR EE|

e AEe@OHVE RS FRAESHER2NH . BEECHLR, KK 5™
P B LE 75 & B < () S S Ui B 5 S 8Bt LB K 2405

2. HRHEI 60 KfiiZF B

10.41%

9.37%

8.32%

7. 28%

B.24%

2.20%

4.16%

3.12%

2.08%

1.04%

0.00%
2013-03-13 2013-10-31 2014-06-20 2015-02-07 2015-09-26 2016-05-14 2016-12-31

| ZiRERe0 R B%E — WARE|
e AEe@OHINE RS FEAES RN . BEECHLR, REEEE 6™

I V)




LRETRASERTMRAS
b BaNK oF communicaTions i Schroders

Fic B U175 5 2k < 5 [R) b A S5 U I AT I BE LU B 205

§4 BEAWRE

4.1 RELHE (RELSLH/NA) FHN

EARENIESLINR | 20

ftk 4 1% i
FEIREN | sEEy | LR 1
SR
SRR
60 KAiFF
xR =y
Sy S, FEK
géfjﬁ o LA T
T ST 7 T
s Y. HIAE % 5
. \ FIFFC . hiLEEE
e v AD H - - -
U I ;ﬁ@jg 2015-10-16 S| e v A
%\ﬂ N é‘ 2015 FEIMAA AR
ROy R G AT TR A
Bl % i
PN £
TN PR
1 i
ML 2
Ve R (RSN MRS (W) HERIEIE SR A KA X
Ak

4.2 REWIN AR SBIREMTE BT
RN, RESEHENREMRE T (PRI EREF SRR EE)

G A RV AN HADAR VRV IR e, FEARE WELE . B 5t MEW%ﬁﬂL%ﬁ
SR, ReRBEHMLTEERERENNRSESRINE, NESFE AERR K
il

4.3 AP 5T
4.3.1 NP G RHAT O



LRETRASERTMRAS
ra BaNK oF communicaTions i Schroders

ASO I GE T RS (R H B 1 ] EE AR 22 P58 B 4 11 BEOR PRUE I R R B AR I 2
F BERPTE A A S, SRR ISR U AR R R B B P A AR
AR ELAAT AT S .

NFV RS BFIL R RBEI R E R G, MRS R ASAESRGREER . 7%
FEVOM S BT R AT T A A PRI S . A RER S PATH T SAT R L S 6L,
AT G BRI . X TR I 5Em s s, A r e, irsiide. L
(1778 Wt DU P i B w7 i = o 1 L VRS e s | - S S 7K e 7 N D WA E Y
BEAT B AN AL S, JEAE AR AL SE S EEAG 7 E 1 Jir D422 S5 i A S 58 R 1805 5 SRR A
Gy G5 RAT 7T B -

o) R SRR Ty R A B AT 1 W BB A S AT M, RS B AR AR DR %
WK N PR G HAT R M, T REFRFEAEEE L IR o 7] B A [ BT 2 A (8
PRI AR 72 3 0 R S A WAt 23 72 Sk DA R AN [ e 8] i 11 [ 170 52 5 (A28 B M 22 08E4T
o, I AT UG AN B R RN SRR 2212 By I RE AN 4G R M

WME WA R TR PIT VI, A PR TSR E, RRKIEM
BTG IIAT A
4.3.2 FH AT NI R I

A TARE A RKIAEEZ TN RGN, Ao m R Hra 5
HEZHMNEE T AT 5E0 R H A1 32 5y RS I HIA 28 By B e 27 24 H A K
AL %GO 1K, BB G RSB S & i kB R H R A58 5, R
A G AR a B SO A AN A E B ARSI A S AEA R & T (i
HAW. 3 HAL 5 HND [ S M55 T Z R KA

4.4 ®EHAZESHBF RSAZIED T

2016 FUZESE, HALGEE LRIHGEH-T iR R ERKABSIE 2430 i 5
BROT PRI B LML TR, 5 SR it BRI 65 R 4%, AL R T A T Pt »
(ER RN Dyt 8 8 BT AR B s b 50 484 5ok F 0 i yof ok 28 A AR LU BRER:
A, 11 A A7 s - AL 10 AR IR 0.1 > 73 e i3 b 0B 40 5 S i /)
[B17F. PPI 4kZE[EITF, CPIHE[HI% 2%Lh b fEZMADT = RFAFFEL R SO T,
AT B TR RS I 5 7 A (B0, DA R T 5 Rl T 3 R B A i
11 7 RAT AW IO IE 4 150 12, JFHAE 12 A RS 1450 14, T3
JEATF TR 3114 14, B=ZE D 1544 1.

B L, RRATIA AT IO ARAT m Wi )b B3 <8 DA R LR 95 4 55 A
R, WEEERED S it amt T 5RE, 10 A aitaiin s i
2, JUHAE 11 ARAIE 11 AR 12 AR s e AR 5k, Srais ik K b

714 |



LRETRASERTMRAS
ra BaNK oF communicaTions i Schroders

1T EREHAHEEKZ T, SMEMEFRIKIBFRER RS, ME1LAS
12 HEZ KRR, 12 AK, 1FEH5 3 F AAA [EH6T YTM 8 =Z=E K500 AT
107 4~ BP 5 93 4~ BP Ul I, 1 5 10 FHEIFGE =FH K55 L1790 4~ BP 5
62 1~ BP UL L.

FEEGHAETTI, RSN AL SRR K, BT T R A7 B R 1,
PR RS, PR & A, 5 il 5 1

JEEH 2017 —FFE, FE 2016 4F [E Pk 2 AH 5 A A 17 1 42 BUSR 140 52 M A G
A, SRS = A B T Re 4k S SRR I MATIREE AR, BNA5AE FTEJJMEE
FEAR IR AN IMEZR 8 = . 2016 4F 12 A Hd), H &t TAE 2 WA $E Bt BUk 2
PREFEf P . L B SR XS B E I E B AL E ... & I i
T BRI o5 oA, T I IR AR K& o R 2 A B AP Aa HBUSR VR oKk B
BRI SR, Y47 B oo SR A0 30 A AT e B A ) T 0 BE P A IR v, BINAR T
WAEE T, BRAEATE NAT KBS TUH, 5 T 80 N SR DLAR g S5 1) B B 2k
NE. HEEHITH, ALK HEYEEN FH 1355 2 WA ES . RERAT
ThBekshas, RABEHHEG WS ESERRIE, 0 EEA NGB atadn)
A A CIE

4.5 MEHAEEFLSFRI

AIE AN, HREN 60 Kbz A HHEREE A 0.6300%, [7] 1AMV 23 LR #EL
M HN 0.3403%; A 60 KfiizF B (FEHILAEH 0.7031%, [FIHME2: b HEUR a8
N 0.3403%.

4.61% 5 W N B EFFH NBEE & F 7 E TS L
AT S AR T JI S T R P A

§5 BWEHAEWME

5.1 WEWREER-HGHR

. L RS R
75 i H S () SH (%)
1 ] 7 g 2 5% % 1,995,489,408.43 98.44
Hrp: fiigz 1,995,489,408.43 98.44
B SRR SR

8 T 4k 14 |



h LRET RESTEARA

BANK OF COMMUMNICATIONS ﬁScl‘mdam
2 SENIR A 4 il 5 7 14,000,000.00 0.69

o SEI AR ) 2R

B G Rh g
3 RATH A B & &6 14,618,194.76 0.72
4 HoAth Bt 7= 3,033,094.59 0.15
5 &1t 2,027,140,697.78 100.00

5.2 #E HAfRSR E B BB

s WiH RSB E ] (%)

5 1A PN 157 25 [m] ) e % 4 70 0.24
1

Horpre SZ 2 a] Ty Fib 5%

. A B E

5 mH ZE (J6)
hd ’ AL HILLH] (%)
5 e 5 B R {57 25 0] ) s 5 4 40

Horpe ST 0] i i

FE: 0 ST PN (55 [ A it 8 AR 0 o 2 < B L Y B DR T S N R AR AT TR T 3752

Fy H R G A0 7 B 7 L A8 ) g BT R4

55 IE 101 1) B <2 R e 1 B B 1 (EL ) 20 %6 KDL B

AIEGEFLE: AT gt N\ 2 ERAT 8] [F Mk 3773047 65157 B IR 51 R AT
AR AN, I G AR KR E

T IFERI40%

5.3 HEBERHAESTFHRARBIR
5.3.1 BEASTFHRKYRELFL

e

s RE
R IR B AL - T AR IR 119
1 I R B2 AP R AR TR e e 1 155
0ot S A A S AL T 2R A UIBR e IR 67

WEHNBREA S FIIRARBIREDL 120 RIEHL A
KRS ERLE: AREREHAEGHFLRARMIRERE 180 K (F) BN, "4k

9T o414 |



LRETRASERTMRAS
ra BaNK oF communicaTions i Schroders

SR N B AT IR ARIIBR AR I 180 K.

5.3.2 WEHIRBZHA S FIIR KR40 Hpl

. o | AR BT A
K THF A I ifﬁg;;ﬁ%ﬁ ?ﬁﬁﬁff@m
1 [ 30KV 1.57 0.70
Horb: I RAFELIRHIL397 R
(1037 Bl 22 5
2 | 30R(E)—60K 12.41
Horp: FIRAFEIAITI97K
(103 BN A 2 53
3 | 60R(E)—90K 9.42
Hor: IR ELIAEE397K
(103 BN 22 53
4 | 90KR(E)—120K 14.23
Hor: FIRAFEIAEE397R
[0 BN A 2 A58
5 | 120R(&)—397R (F) 63.12
Hodr: FRAFELIIREE397 R
(103 3 1) 2 £
&t 100.76 0.70
5.4 MEFNBREA SRR ALIET 240 RIFHUHA
AT G AN BA N T 2 S 3 R R A7 S B R R I 240K
5.5 wMEPFREBF MM RBHFRFLE
o e P _ i B T
75 55 MERA o) GHBL (%)
1| ExfizF 100,244,098.33 4.99
2| AT
3| eRfiigr 2,999,876.82 0.15

10 71 3 14 W




ra LRET RESTEARA

BANK OF COMMUMNICATIONS ﬁScl‘mdars
H, BUORM SR 2,999.876.82 0.15
4 | kg - -
5 Al s - -
6 rh IR A - -
7 ER &z 1,892,245,433.28 94.20
8 | Hiih - -
9 | &1t 1,995,489,408.43 99.33
0 TR AFEEIL 397 KIF
TR Z A5 g5
5.6 MEAREMER A 5 E SR 1E LB K/ MR+ 2 R38R HA
e e SR
R . fFE . B o
F5 | AR fiidz 2 FR ) MEREA (o) FEEE L
51 (%)
1 140004 14 B 5 EH i 04 1,000,000 100,244,098.33 4.99
11169917 | 16 LML AN
2 : WARAE CD138 1,000,000 98,564,756.74 491
3 “1659915 16 L7 4R1T CD060 | 1,000,000 98,530,555.96 4.90
11169983 | 16 Wil ZI&RT4T
4 0 D046 1,000,000 98,492,079.45 4.90
5 111629917 16 JLYTLARAT CD093 | 1,000,000 98,478,573.47 4.90
11169975 | 16 AR L HEERIT
6 0 D003 1,000,000 98,473,272.88 4,90
7 111629919 16 H1JFE4R4T CD135 | 1,000,000 98,472,922.47 4.90
8 111678106 16 HE#R4R4T CD217 | 1,000,000 98,317,910.80 4.89
9 “16581 1 16 B L4R4T CDO043 | 1,000,000 98,298,789.68 4.89
11168181 | 16 S HERHE A S T
10 6 7 CDO45 1,000,000 98,019,432.84 4.88

o1 U k14 W




LRETRASERTMRAS
ra BaNK oF communicaTions i Schroders

5.7 T Y5 “WERRAIE i E FIZE S B 1FE R W

i H s 29 175 1O
5 1 P O 20 5 A 8 RHELTE0.25(7)-0.5% ) T IR 3 0 X
55 PN i 1295 ) e v -0.0026%
T 30T PN Ot 5 2 1) g A ICAEL -0.2366%
5 AN REANAE ) H A 25 5 1A 4 0 A 1) 7 2P 38 (B 0.0973%

R I P9 S0 S R ) A XHEA ) 0. 25% R L Ui B
ANFHe AN T T A AR AT AE D Al 25 5 O X HELK 30.25% 15 2 o

R 5 I P I 5 R ) XA B 0. 5%1R DL v A
A S AR T U A AR A Il 2 P R 8 S (B 3005155 1L

5.8 EHIRIEA FOHE G 2 B 15E BB/ HER BRI 48 B SCRRIES 3R B A A
AT AR IR AR B SCFFIESS -

5.9 BERHEWEME
5.9.1 FE AN 71 H
ARFE LR MR AL AN, BITH XS S LSRN AR SR, 2 525 T R 28 5005 E F1 R 9

RSN AN ST, 78 L) R HHBR P 32 HE S PR 2R A0 s A IR H FfEgN T 5
Eink
592ﬁi%WﬁﬁA&§MW+%ﬁ#Mﬁﬁ$%$ﬁ“%%‘ T, EAKRS

I hl) AT —4F A AR SRR AT+ S UEIR AT AR 2 B AT ST AIAL 11 .

5.9.3 HoA & T0 B 77 4 Ak
75 YR LA (6
1 17 ARIE <
2| MYCEHREFE K
3 IR S, 3,032,494.59
4 | BICHE R 600.00




LRETRASERTMRAS
b BaNK oF communicaTions i Schroders

oA B UK _
e o H -
Hop _
it 3,033,094.59

[c <IN EEN B o) SN V)

5.9.4 O AR IR A A SO IR B )
WY DR, 22T A5 & T (6] o] fEAAAE R %2

§6 JTHAEEHBRSN

AL
i H TR0 RFFRA | B 60K G5B
iR B A 35 44 20 8,850,486.84 1,000,000,000.00
i A 30 1) 45 A FR D 4 334,585.60 1,008,597,524.38
i BB 1) 25 4 A e (R 43 0 693,833.46 8,231,000.00
i T ST IR 2 < L 20 8,491,238.98 2,000,366,524.38

P L WSRAIRE R AR O (AR ORI, U
FisL %
20 WA AR AL, T B 0 0 5 % 55

§7 EHEFENZHBERREBRSEETH VA

ARG B EHNAR G WINREAT AR SRR, BBl 2R RS, AR EHEAR
A IR FFA AT S0 810.0003, AL S IR S A0 #170.00%.

§8 HMBEEHERKNWIMERFE

AIEEENT 2016 4£ 10 A 20 HAZE 2016 &£ 11 H 14 HLLE RN HE I 1745
SEWMPFFANKRE, ARSI EBEE IR ELREE A FESE CHI TR R R
HEMBFA NKSHP, RIS EFRH 0.27% %N 0.20% I NAB KN4 AT

13 0 4k 14 W



LRETRASERTMRAS
ra BaNK oF communicaTions i Schroders

AFEE . ARIESMBRAANKSRILT 2016 £ 11 A 15 HAER, BARIEE M
WA NRSRWAEZHED 2016 4 11 A 16 Hig, ARG HATHE GRS,

TIHIE B AIESE AT 2016 4 11 H 16 HARAMK (AU S ERE G E AR A A
RN Z FEE 60 REi77 REFF B L Gk S0 AR A AR SR RE R B4

BN o

§9 HEXHHEHZF

9.1 FEMFHEZE
1y o FEHIE S 2 ik A8 Bt 2 F R 60 KAt 35 R IE 55 150 08 0k 4 SR 4R 1K U1
2. (RS EE 60 REUFHIEFRRZEERE SR ;
3. (P TEIEI 60 K7 ROEIF R BT A SR SR U )
4, (RIS EE 60 ROTFRIEIF R EILE )
5. RTSFHEAMRMP TEHIY 60 K7 R A a2 iE A WA
6 FEEEH LSS BRI BRI
7 FEEFCE NS TR HEAE . BRI
8 R S A S L 2 AR BRIV 60 R A5t BUIE SR BB B < AR 1R E AT B & T T 1Y

9.2 FFtHE
BBV THREEEN I AT

9.3 AT

WRE AL NI RN B RS BT A I o B & ) & & S, Bl & st
&8 B sk (www.fund001.com, www.bocomschroder.com)r i . £ LA 5,
PL0TE A A B BRIN[A] PN UG ok SR ) 52 ) R B R A

BN AR G BUA SR, TTEAARESEHR NSRS EESEHAR A,
ANFE RSO HEIE: 400-700-5000 (A Ki&iE9) , 021-61055000, FHHFHEAE:

services@jysld.com.

14 713 14 W



