| RGE LS RS L BIR & RUE S 3BT & 2016 4F 5 4 /RS

JTRESFNS RERERSHIEFRREES
2016 58 4 FHEM S

2016 £ 12 A 31 H

HETHEN: | RESEEARAA
HEFEN: PEBETROERAF
wREEHHEH: —O—tLE—H=+—H



JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

§1 EERSF

ReEH AN RIS MEFRIEAR G GRS, RT1E
ik B ORI, JEXS LN A S L AR VN 58 BE I AR AR A 1] SO T A

EEE NP EIRAT RN AR A AREAESE SR E, T 2017441 H
17 HEH T ARG M S fabn . R ERMAR A G MG SN, (RIFEEZ
NENEER L. = IR A B BRI

B B H R OSSR Bt i SR A B RS P B T e, (HAR
PRuE 34— &

HE MRS AR IR REI . FRG R, FRE RS
KA LA 4 ] S AR S O FR B

ARAR A I TR R A R TT

A IE 2016 410 A 1 Hilg% 12 A 31 Hik.

§2 EEFmon

H 4 AR JURSEAHR AR A
e FAD 000529

A 5 A 000529

He4igfE T FLRFF I
Ee A RARH 20143 H 12 H

WEIARRESMERE | 430,696,676.98 1)

AHe Gl B R AL PN HIBER . FiFF5 5
Bt Hbs 77 AT B R IR RN 2, JIoR SIS

SRR

(—) B ACE RIS AL &R B B Ry EER)
Bt A AT SE VR BT A E B B AR S S BT TS
%, RIEZMAHFRAI « BOR A5 5155 2




JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

PR, PPOIER . B BTy THAERSK
B AR AT R B R, F A B3R RSB
PR IR BB R AT RAGHCE, il A1
KRB ICE L], FRERETHE. (5D K
BB R AT bt DS B2 %0, E
BT HL AR B AR (ERT R R
52, DUMONRHR R E R AL G. (=) iz
B RIS AE DU BRI 1, AT ke B AR %
BRI, X ROTF A AT E . AL AR
XFZGES MM R e R
WS EEH . AR SR RS PR AR A 2, fig
firdle, AREERERENRR. (U &
RILAT 2 i 35 BT SRS

AIN

B X B

NEsasce i 50%x 1 300 FEEL+50%x HIE A R 4L
RIEGNREGRIES, BABERR ., BT

JRUBS; AL 2 AR B RRFAE, G R AN TS 21K T P SR A i 4
mT RS MTTES.

HEE A IR IR G AT IR

HEFEN o [ RAT IR 0 A BR A 7

§3 FEMFEIMESHERI

3.1 XEMFIEHR

Bfz: NRMT

T EW 55 bR

i 3
(2016 £ 10 A 1 H-2016 & 12 A 31 H)

LA C s I et

7,416,147.92

2 A AR

-17,119,807.12

3 IR P52 < A A IR

-0.0388




JRGEF SR ELE RS

EZF B

452016 SE50 4 RS

4 IR EE ST 1E 586,731,622.60
5 IAPR I 4t A4 E 1.362

Ee (D Prid e SHERAEIEA NNWEAE 5 & & WA, i
N F i SEBR R 7K T AR T A 4T

(2) A OS5 A AR . BBl

FEUHMEAE B A

W se A s et
3.2 HEHEFERI
3.2. 1 AIREWESHBUFEIER LIS RN ST B Al a8 2 K LB

) FNBRA T M A R

v AN (RS A

AR A C S B R n A

N&Z 354
|&5{54 o
\ T | BRI
T il T B o R
B FIR i i
KEO | e 25 2R
HZO Rl
®
@
A =/
Ejé*' 2.99% | 0.82% | -0.02% | 039% | -297% | 0.43%

3. 2. 2HE S F A CREE RTHFHEE KRR K5 RS R #Elk
7 R HER

IR RIGH EIR & RUE TR R i &

R E IR 5\ bR e s 2 P S B S50t L ]

(2014 %3 A 12 HZE 2016 4 12 A 31 H)




JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

177.00%

139.30%

141.80%

123.90%

106,20%

88.50%

70.80%

932.10%

35.40%

17.70%

0.00%

2014-03-12 2014-08-29 2015-02-16 2015-08-06 2016-01-24 2016-07-13 2016-12-31
|—resshniRs — st

§4 BHHEAWRE

4.1 EGLHE RESEE L) FNn

FEARIEG LA | iE% ML

e | g% X
{EER H #H SEAEH A R
5, EEE, HEEEA,
R EIEA R R S
Aok M AAPAIEF - 2008 4F:
é% 7 A 1 HZ 2010 4
gé 589 B KESE
e HIAT PR F B 50 R R
'fﬁ ﬁ%miégmﬂf
. By 510 2015
H T ;%ii. 2015-02-17 - 8 4F LA s UL
o KB (LOF) #4:
P 4 4 TR BHER,
P 2015 4£ 2 A 12 HigfT
o PR E RGN
G4, 201542 A
17 H#AE R 38 4 34
RERENEEEH,

VE: AR A B U 08 A 7 o i BRSO H .
2AEZF MO )& SGEMATIE 2 GIEZRAL AV 57 BEAR A B IMED) BIAE R
E o



JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

4.2 B NXRE A A E S B E RN TS B U

B IAN, RESEIN R (hH N RILANE RS 45 5E 405
RHEMEE . (TR EGH RIEE B IR G BOE R 5 & A A 1R A
A SRR, AE WSS B iR S R E RS 4 R
FETRE TS KU B 2R A b, RS B NESR ORI 2 e AR A, 5
GEIEGEEM, TMFEESFA AMGEIATA, EEREERNGH KL
T 4 TR AR E

AAE G T T

NP2 5 i BE BB AT A L
A B SRV IR R AR R, IR B Sy BOER IR P s
s S AT N WA 5 KN AT AL, RAIE A5 5 SR B S B

FEFR BRI N A2 7 T ) ) 8RR 5 R A 5 5 ) IR SR B
TRIGIEEPE, BB AR L AURIE T2 D ISR e o A R ESE T PR 4%
RIBHN L, BHRAEE BB A AT LU 305, B s R A
TS PR IR . AR G R, T RAT G R e T S . AR
de. LB, ZRESPED IR, AFRCB e 4. WS R AL AR 1 ] X
WL BEAT ) RGN A Ty 1 REEAT SN M43 S P, S B 5% MU (1 =
U] R BB R L BT T S G A IR MO I 2 AE %, SRR
% AU (12 5 5 1 o

BIREIAN,  FIR A T2 5 ] B S AR BAT IO R &F, AR EHEZF
TAFRAFE, REAEAFFIAAFHIZE 5 F I
4.3.2 FW A 54T L I

AN FJFE I EEE AR FERE R G A (58 A IR ST e i L 4 AT
IEFR R BT R B G RRAN) BUF — BB A AR — 22 5 H N7 IR MIAE 5.
SR ERT I of RS ] S5 SR AR 0 75 AT I I AE B3 K, D75 28 ) 513 P e A1
HHREL.

KR AG N TIPS ARG, AREHEG 5K R EH
¥y HAth 3= S A B A B R R AR R H S A 52 B IO s 5 AR 8 ) 8 BRI 4 50 2
BBt A kA R H S e 28 2y G, AR R AT 1) BIL AT by B AN X UE SR

\
/]

~ 0

.3
. 3.

—_

v

Zl



JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

R 5% IXEEAT T AAFAEATATH] 2 Hin & R R o
4. 4 REH N RSB RIS AL SR YA
4.4, 1 Fit J N 2k S 0BT SRS RIS AT 20 A

RZEFET WA EOR, 52 R RES 28 RS KR IR, T A H T8 5 5
IR . RIS IAT WA ™ . B, RIVAZE R T EHLEAT L,

PRI BEE, AP BOR BRI AT, L T HRIS IX AR
PERIBL S, BATHEGF IIEHR TX ML= HEFENEFE, TR
MIELBOTAT, PREG2ZERE. A I ) bk AR ELBORGH, (B2 [R] f  th L O e,
HATEA LS R BONFRRN B RREAS, “RaIfiKk
MIBRAERIEFERRIN, PR GBI
4. 4. 2 it WA 2 S DL SR

KRN, RIS EFEIEKE-2.99%, [FHY5: BRI G 2 0N-
0.02%-.
4. SEBE NN EMET IEHTH RATWEH R ERE

JEEMIAE, BATAD 2017 FHUIE S MR IFAF, Xt T2 a8 BRI PE AL
T 2016 . fEGRAIMELS M SRS T, BAR A BRREA R E CHE A
o) AR, B LMEGEE B0k, Bl Ta] LG BRI R GE E— G
(B IRATHBHEN 7 S R AFF S, R Iy — AR B8 mBGK A T k3%,
XA B 2017 SR —MREZERZE. 55— DEENRE RN ERT,
BER 10 KA LRI IR QAN RS, XA TS E A R Km0 RZ e TR Y o
FTUVEEAARE, BATTIATY 2017 SRR BN Z EINE R 2 41 by, ARMERR R4
PR HGE A o . FATAEFM A G W R B E M 2 2, 5 HUEUS
A NI R EHR .

§5 BEASGRE

5.1 EMREER=HGHR

~

i A L B

FP5 T H EW(On)
(1T EE (%)

1| U HE 526,359,845.05 88.33




JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

Horr: SR 526,359,845.05 88.33
2| FEEW B ; ]
Hrr: fizz - -
B SRS - -
3| &t ; _
4 | SRATA T - -
5| ENREEHT - -
o SR E0 0 1 SN IR 5
SR ' )
6 | HATERGEH L AT 68,633,486.38 11.52
7 | HAth TR 887,647.76 0.15
8 | &t 595,880,979.19 100.00
5.2 MEMRBAT LS RNBRERKHE
5. 2. IIEHIRBATI AR BEAN B ER R A E
i B B

A

7k 25

~feE (o)

el (%)

A R AR L sk - -
B [0 | i
il 1 b 300,067,870.30 51.14
Y ,j;}fl\‘ Y Aﬁi/: 7 '_“_‘ l:]:/'H\:
D B BT BRSOREF RGeS 37.917.66 0.01
N4
E [E50 46,663,149.99 7.95
F [HtEMZEE 29,993,543.72 5.11
G @ik, CEMmElL 9,458.68 0.00
H (318 gl 9,530,334.00 1.62
2 R T R NI
I Dll.»"f#?ﬁ” A} i’F}\,fq:ﬂED,fD lU‘ﬁﬁE&ﬁ j—[-/A 3,582,617.20 0.61
A4 56,795,933.74 9.68
K [FHu=k 27,850,084.68 4.75




JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

AL AR 55 Al 55l

16,293,603.96

2.78

BEARE AR IR

KA FRBEAN 22 35 it B

27,915,313.00

4.76

JE R RSS  ABFERI I Al R 55k

HUE

PAM TAE

A AR E AR R

wn B0 |" |0 |z ||

Gie

7,620,018.12

1.30

it

526,359,845.05

89.71

5. 2. 21 G HIREAT WL R B B R R A&
AT AT IR AR B AT ) A I B B R B SE
5.3 WEHIRIZA RHME G EE T FE LR/ P BVRT 42 B R R A 4

- o
P | REAE i ZE AL R HENR) | ARMECT)
HHE LI %)
1 002217 WA 1,906,258 | 34,122,018.20 5.82
2 600104 IREER] 1,434,191 |  33,631,778.95 5.73
3 002573 RS 1,597,900 | 27,915,313.00 4776
4 002081 G i g 2,847,754 | 27,879,511.66 475
5 002077 KIS B 1,557,611 27,850,084.68 4.75
6 600166 & R 2R 8,827,400 | 27,276,666.00 4.65
7 600809 L1 P ¥ ¥ 1,063,845 | 26,617,401.90 4.54
8 600519 B E g 78,200 |  26,130,530.00 4.45
9 000001 EARAT 2,256,280 | 20,532,148.00 3.50
10 002635 IR 563,477 19,011,713.98 3.24
5.4 MEMRIEGEF MR BEFRELE

AR IR ARFFA 77

5.5 MEFARIEA SO E b He& 5= 1$H LB K/ N EERR BB TL48 R 37 3 3% A 40

AR IR ARFFA 77

5.6 MERARIELA SLUME b ZeE 5= 15E EL B RN HERF BRI 48 7 SCRAIESS

#

2|

AL E

AT AR WIAR R FFA B SCRFIE SR
5.7 WEHIRZA RME S EESHHFEILHIRDMFRIT LA SRBE N




JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

REEGAWE KRR FFE S8
5.8 MEMARIRA SMHE HEE T =3 He Bl K/ NHERR B AT T4 SUIER 3t SR 4
RIEG ARG AR KR FEH BUIE
5.9 WMEMRAESEF MRIPRZ HHEH A
(1) REEGAWE IR KRFEA BRI
(2) RIS AW N ARIAT IRIR T 5) o
5. 104R 5 HR A B &4 B Iy B34 5238 5 1 1
(1) REEEAWE IR KFEAE E R
(2) ARG AW WA R BEAT G2 5
5.11 HBALWHEME
5.11. 1 AREEEARBIAT T 2RI 1 RAT TARLEAHR 5 AN 35 A A 3]
SEZEA, BUERS g H AT — N Z B AT LTSI
5.11. 2 AN AR B S AR B AT T 44 R AR H B & & RIRIE 1) i I 52 P
5. 11. 3 HAh& T BE =1 5%

Fr5 e & Hi(TT)

1 fEHARIIE 304,626.46
2 RS 257 K 340,955.56
3 ISl

4 SR B 16,066.23
5 JR A FR K 225,999.51

6 FoAt SR

8 HAth

9 &t 887,647.76

5. 11. 43R5 HIRFFA HIAL TR B 0wl e e fii 27 B 4
NI AR T IR AR FFAT AL T I m] e e 5157
5. 11. 535 AR I +42 IR Fh A E Uil 52 PR 1B DL B i B

s | BREAGS | BREARR | WERZRE | SRR | s




JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

A FRIMECT) | H#EEGI(%) | AL

i
1 002635 | ZiEAHY 19,011,713.98 3.24 Eﬁ%b\
{58
§6 FHAEESHIL)
Bfi: Hy
AH A B BAA) HE 4 4y A0 A 456,061,391.98
ARG HAFE 4 2 FR 4 20,386,524.11
Pl AR S BAFE 4 0 [B] 47 40 45,751,239.11
AR BASE S P70 22 sh 3 A -
AR HA AR I 4 4 0L A 430,696,676.98
§7 EEBEANCHEEFREREBELREESHEN
71 EEEHEAFHEESMDTZIFNR

Bfr: Hy
e HHIHP B PR AR S & & 47,041,852.65
AR A5 JH SN/ HR O s A7 4 -
AR A5 S Y/ [A] s A7 4 -
WA RS R AR LS 0% 47,041,852.65
S AR A AOARIE G40 0 5 3 4 A AL 10.92

51 (%) '

72 ZEETHEANCHBERRERRARE ST 5 WA
RGN, ReEEHANMAEBHBAA RS G Bl BR LA
FE ML

§8 #HEXHHEX

8.1 #AEXMHER
LA [EAIE B ) 38 4D 34 RS IE B TR & R TR BTk G S AR 1 D)



JRGEGL S RS L BIR G RIS 3BT & 2016 4E 55 4 /RS

2. (T RFEAMB ARG ERGIIER R B REGRES

|

3. (R A PR A W P IR gl 55 HU D)

4. (7 Rre A R IR A RAE R R R ST 0
SRR Y- WIRY
6. S BN S TR ALAT . B LU
7EEFRE NS T B HR
8.2 TR
J7INTTHEER X B RIE 2R 1 500 E bR 37 p s 31-33 #%
8.3 HPHFR
LA pe . AR R N4 TAEH 8:30-11:30, 13:30-17:00, #E#E 3 ] 4 2%
BB, AT TR S S BN
2. MUEE ] FEEFAMLE: http:/www.gffunds.com.cn.
PR FH WS ARG FEER, S RARESEHENT REGEHARAR,
HHFETE 95105828 R 020-83936999, Bk &k HL T services@gf-

funds.com.cno

JTRESEHARAF
—O—t&%&—HA=+—H



