I ORBEFRIRE RIS BB 2016 4F5 4 TR

I"RERBESHERREES
2016 £55 4 FEWE

2016 £ 12 A 31 H

HETHEN: | RESEEARAA
HETEN: XETROERAT
wREEHHEH: —O—tLE—H=+—H

Fi1md1em



IR IR ERAE T B R 6 2016 4E58 4 AR

§1 EERR

SE BN IE F o MEFORIEARG TR AR R IL 8. R SRR
ol BRI, RN IL P I B S L RN e B R AN B BB T AT
BEFEE NPT AR A RIRIE A S AFE, T200741H 17H
ST ARG PS5 Fabn . BERIFI A A EENE, RIEEZNERT
TEREMRICE . RS HERRIR s BRI .
SN REE LAELAE F . B iR S0 JE U BRI A A T, (HASERIE
&R
BN SIFARFE AR EI . R H R, B e RIS s
JSEA 240 ) 5 A 5 4 (R S B A
AR I 5 BERER E H
AR A 2016 410 7 1 Hilg® 12 7 31 Hik.

§2 EH&ETEWmEEN

B TR JTRETRIRE
He4 F A0 001355

Y (B LTI
e e Cile sy Ve B 201546 H 8 H
A RIS MBS | 855,811,962.14 1

FE M A RS AT DR K7 B i sh PR 2 Ak b, 3@
XSRS B AR BC &, 58 704238 AR
[IERZ Lk e a g | A B S B ot A TR HE B S
Fafd e {E -

(—) REFACE

RIEGAERE G it b, 4G BORm . W
v, BIETERETI KRGS, AL
WA BRI RIS DL, RHEE

Bt H AR

W
N
=
=




IR IR ERAE T B R 6 2016 4E58 4 AR

o157 FI I 4B 85 R SR 8 7 5 B LU 8] AT e T A
PRRE,  DUAIRE B BT 3 AR, 32 v 2 < XU 1
B G B o

() s skng
ARFE GBI E AN AT FIRES
WAt 7 2 i AR A BB S ARG A8 A S5 TR 3 AT
LRE TN, AT B [ e R ISR R
JIRIRAF R B B A

(=) BT
FERE AR . PREFBE IS IERI R4 T, A
HERIEESH R, PO 5= 1T,
DASG AN 2 4 i
A EER A B N B AN B R,
FEAC B AT b A BRI I 5 B 5 T PEAR 45 5 20
UIWARrS i iprind o

(M9 G RlfiT A= i 5 55 SR ms

 JBAR AT AR R
2. BUIEBLB KK
3. EfTA T e e

AV 2 L AR =FEWEMAEFTA R BUE) +1%.
AR A RIS, HAU s S XS KT &

RS AL 2 R A i MGTF RAE, IRTIREER IS,
J& T i XU R A P 2 4

it
&>
i
2
>~

RIS A R A

HEFEEN POVERAT I B PR A F

TRAGE SRR |

” JTRERRE A JTRERIEE C
FED %L Z1R 001355 001356




JRFBEFRIRE R TF BB 6 2016 55 4 TR

5
WG AR T B &

‘ 337,137,497.75 518,674,464.39 1}
F) 73 L L

3.1 XEMEHs

§3 EEUFHEIAMESIHERI

A NRMt
e 4

F S Fabr (2016 &£ 10 A 1 H-2016 & 12 A 31 H)

ITRERIRE A ITREFRIRE C
LA LI & 1,693,811.34 1,430,906.97
2 AR 1,230,362.36 2,002,527.19
3BT 355 A B AR R 0.0039 0.0043
4 IR I B 5 1 H 401,118,199.84 527,516,369.95
5 IR I G A 1.190 1.017

P (D) FridBESSHRR ARG NS 5 M & Tk, 1A
FA 5 SEBRUS s KT 2R T B $ s

(2) AT LIRS AR R BN B, Hhlon CRELA R
AR FBRAR S 5 FH 5 IO AR, A AR A A ) O S Bl s n AR 4 feffy
ERSTILIE
3.2 BEBERI
3. 2. IR EHES B ER KR K H 5 RIS LR R R i LR
1. TRERES A:

V|22 4=850

FEIK | kg e

o EZIEREAS s | R
B Bt N FhrdEZE | BEMEWGE | OLE) @-®

2O o HARE

@ 246
@
NER=UN

%_243 [ 0.68% 0.08% 0.96% 0.00% -0.28% 0.08%

2. I'REFREAE C:




JRFBEFRIRE R TF BB 6 2016 55 4 TR

V&=
‘ FEIK | kg ‘
o ERIERERS s | ARG
B Bt N RhrdEzE | BEWGE | OLE) @-®
O S R
@ =46
@
TETEUN
Ei‘: [ 0.49% 0.09% 0.96% 0.00% -0.47% 0.09%

3.2.2 BESEFEMUKES RTHMEN KRR A IS LSRR R

RN
IR RIS G AR 5 4
S 2R 5P S LR MU AR 2 1 77 58 A A 0T L 1
(2015 % 6 A 8 HZE 2016 4 12 A 31 H)
1. JTRERRE A:

18.81%

16.72%

14.63% i

12,54%

10,45%

5.36%

0.27%

4, 18%

2.09%

0.00%

-2, 09%,

2015-06-08 2015-09-12 2015-12-17 2016-03-21 2016-06-24

|—reEsEes —LEgiE|

2016-09-27

2. TRERRE C:

2016-12-31




JRFBEFRIRE R TF BB 6 2016 55 4 TR

5.18%

5.41%

4.64%

3.86%

3.09%

2.32%

1.55%

0.77%

0.00% 1 (%

-0.77%

-1.55%

2015-06-08

2015-09-12 2015-12-17 2016-03-21

|- &EEEsc — L]

§4 BHAWRE

4.1 LM (RESLEDH) FHh

2016-06-24 2016-09-27 2016-12-31

EARREEW S »
wey | % i ‘Eié% B
EHRE I | EAE H

A H %, WEEE, e,
%1 R P ERIE SR BB 4l
Hbr AESS, 2008 47 A&
2T 2012 4F 12 AfE) kA4S H
IR A PR 2 =] [ e i a8 H e AR A8
afi 5t oy LU FE 51, 2012 4
fiis7 12 A 12 HilfE) kaififidz
R4 201506 FEMIEELT, 2013 4F

R | A%k 08 - 8 4 6 A 20 HfL) KEM 7 K
&% fRFEEENRELH,
, 2013 4£ 10 A 22 HiEgF %
IR RRAKGERAS MHiinkks
BRI 44, 201441 H
7 KAt 27 HEAES KRR KA G m
I3k WIS LT, 2014 4F
%1 5 A 30 HilgfB) keSS 71
H4 IR ZE A e e i




I RERBRE

ROEA IR 5L 4 2016 4558 4 MRS

ZEPH
IR
KRR
AN
GBS
&1
4

23l
IR
KRR
F) 17
M
At
&1
4

Z3iip
IR
N
M
Wk
&1
4

Z3iip
IR
Mg

= Syal

M
A
B
2T,
K
tagE
TRA
e
1) 3
&%
H
K
E
RE
B

HDE-S

SRt

2014 £ 8 A 28 Hifgft) Ki&
WERMHGEESNIESES
ﬂ,mw$6ﬁsaiﬁf
ﬁMﬂht mﬁﬁﬁgi
2M6$3H215iﬁfﬁ%
BERARENREESZH,
2016 4E 11 A 16 HiEEF "k
ZamlRGAT K EEIRA
SH-ESLI, 2016 &

12 A 2 HE(E) REFRE
SHHESLH, 2016 4
12 A 9 HilfE) " RZHIRE

SRR L,




IR IR ERAE T B R 6 2016 4E58 4 AR

piiip

IR
=
RE
Hebr
B8
&5
piiip

IR
=
RE
Hebr
B8
&5
H,

IR
il
RE
Hebr
1)
&5

H

Ao LARHR AR HR E 48 20 w2 2 HEAE B s 1 38

20EZF MO B SCGEMATI 2 GIEZFAL MO 53 B34 B IMED) HOAH SHELE o
4. 2R GBI AT S ia MR P15 L B

IR IAN, AREEENHE (P N RIVRIERE SR R4 K
MBI, TRRBREG LR E GG SR A IEEE R E
AR WSS B iR B 0 SR B AN T BE AE, E TRAR KUK (G S L
NEESRHFRA NEERE KR, BEEBIESEGM, TIRFEESFA AR M7
A, FES IR BTG KR S 4 A R I HLE o
4.3 NP HELHHHA
4.3.1 AV G B PAT 1

N FAREIE SRS HIE BB RRAR R, INRAE 5 A ORI A s, SE
IS S AT A A 5 S BB vRAl, RIE 128 5 S5 R SE B .

TERLBE AR I 7 T, 2 =) o] P 43 W A B W I R S TR T 4%
WM SR, PR R SR URIR T A% OB 2% o A RN T RS A R
B, #BRAAGAHEARPEHE N LA ERE, BB ERIR MEE = EL il ™

op

8



JRFBEFRIRE R TF BB 6 2016 55 4 TR

WE R T . FEAL Gid R, o RAg G e il se . s thde. el 4%
BRI, AP RIE A . I SRR USSR ] < R 558 ) RN
BEAE Gy I REREAT SN 4% e TR, SITENAR % XU A e XU ] s RE A R I 0 452
Py BT AL 5 S AR AR ST I SR AE A%, SO T AU R g S 4R

KRIEIAN,  FIRAFAE G il B SR PATIE N REF, ARIFHREHEZE TN
SERAE, KRB AAFATA L II5E 5
4.3.2 REL AT NIL ]

AN FE N B2 RS A A 2 ) (5E A1 IR S B A s L9 3R 4T
BB R A GERAN) BF — R H GR35 H AT IR AIAE 55 o AR PR R X
R EHUE R SR R 1 V00 e B EAT S I SE S 1), WU R 48 24 W 4 P W A T B R A5 A

KR BHE N TN RIS . AREIN, RS SR AR E B H
b F BB B AR KA A H RS HE: 5ARA R ERHEEI R EHE
KA R H S FIAE By (I L, AR S B IR B A8 by B AN UE S 24 H S & 5%
X BEAT Ty ANFAEAT AR 2 2% 1) T 5
4. 4 REHNEES R RIS SR I U B
4. 4.1 i HA A S BB SRS R IZ AR 43 #r

2016 FEVUZRFE, HUATIA) T 7 B < 1h AR 2RI -P AT RPIRES RS RO BB X
AWE R, SWRAT ARG B8 4 A4S 22 7 1) R0O07-DRO07 i bsth 1) HH 48 Py 7 i s
SO0 T ARAR K2 B B 4 B R A & o B JAT BRI AR RN I 55 4 )
# (BRI DRO07, SATLE=ZEEE O MBURHATIR & 3] T DRO07 HHEE MR 24
HD 5 PR R IR AR AN BRI B 3h 1% R e A i, AT ad i
OMO-+MLF T HA SR Timiiahtt. WRAT AT M ERE (5 MLE) REHIRA
kA, #HE 12 AJRCE R 4.8 oA, TigmahERGIRT R4 F 338 1
RESSWAE L[

VURRE, MRl MR INEY 147 FERE G EE&H, 2%
KW AR PATIIR, AR 26 M R B R PR Ak . U 3R 26 52 1% & Tl
17 DRBRIEE [T SR R S M R KR AT PRI s R B A R IR <10 H Y-
10 A NA)/NIETAT, 10 AJE-12 ARtk B47, 12 F NRIJHG =0 B el 1)



JRFBEFRIRE R TF BB 6 2016 55 4 TR

AL

AR, ZE PR H AR G R R, YR RO AT R AR
9O H&m. SFBERHY S, IWaRMLE T T, NRMZEE. FrekimEmn
REMBONTT ) R A, BEAMRIME I SUE GRS T B AR X 5 T T il —
M, WA EATES . +— A%, 10 A PMI Bda@E 7). CPI E g [l
a2 UL b, AT RAASES, WL TIGER RS, P, SEEREAR
VEE, TR RLF R SR TE, SV SRR IO R, [ P e R
BENT 2, AW EAT R EDAE SRR 2 LK BT AR R O T 0E R, e
FAR OIS S B s — & R . FA), B T R R H R R
ITAFF TG BAE R e B I Rz R, i ERR R REHE. + 28 L4,
ARG HA P, B2 EMNTHEEH TIGERES L7 hRIHE, 1y
K T IR 80 HURA XU Z A 51 R A5 T A5 AR S AL LA R SR I A B 4 A S5 4 23 it
W, @i R PR, EEUHEMA R —ERE. AT, BERRTF
SRR DG RS A B 8 RS R A, YRR 2 K IR B 5 Al TR Rl .~ R iR it
WS aIEE, BOMmEHAIICE, MHEBEERA T 7.

0 S A AL < — ERIURL AU A S , TR 32 A5 117 KR (B S /s o Ak
S AR SR TR AR R (1Y () AT I
4. 4.2 AN SRV GER I

RAEWAN, TTRER APEBERN 0.68%, | RER CIHEEKEA 0.49%;
[ b 23 L B AR 25 R N 0.96%
4. BB EMETE . EFWH LT ES KR ERE

AT = 2R B T B o U 1 U R e A e T3 IR P [ B ¥ ) B v R
BiEa vt am AR, PYZERE R LA W R B 1 R 58 M 1] RIR,
TR MBS AR . PIISRE, R B MBCGRYUE T 5 i AI% BT
AT, AR IR BN RIS JAT E S BRI T2 5 1 RO, RIRE e %
BER b m vt 2 O E AS

& R A AT AT SR I BUR KBS TE DU ZRE QA TR,  H ATRE ZATATIE 2
BE—DIRN, A BERRIE LT RIS R, R AT R

10



JRFBEFRIRE R TF BB 6 2016 55 4 TR

o, X TERBEAE 5 9 o

WA TR 2R GAE SR RGBT HGE P, FrBONR B AR B3R 58 Al .

§5 BMEHARE

5.1 MEMRESH=HEFM

3 4 A
FF5 i H EH(OT)
¥ EL 51l (%)
1| BRI 103,441,494.55 11.12
Horr: 52 103,441,494.55 11.12
2| [AE W e B 382,207,697.50 41.10
Horr: iz 382,207,697.50 41.10
B SRR - -
3| REREH - -
4 | GRbATAE IR - -
5 | EARE ST 139,487,609.23 15.00
Forbrs SR R 1 SN IR S
S e ' )
6 | HATHERMEG H AT &5 299,513,185.65 32.21
7 | HAth T B 5,344,989.93 0.57
8 | &t 929,994,976.86 100.00
5.2 MEMRET WS RPRERRAE
5. 2. 1 A IARILAT WA KIE N I SR e 5
S

- =y e VAT VAN (7T
ARG 175 ARPHME (o) EHB] (%)

A Zz\ 1;4&\ 4&\ @j.k I =
B XAk 26,146.00 0.00

11




JRFBEFRIRE R TF BB 6 2016 55 4 TR

C [y 50,910,305.72 5.48

b iﬁ\ I RR KA = R 0,846,420 48 106
w5l 15,592.23 0.00
bR AT 3,864,990.00] 0.42
BB N e T Y 4 1,071,458.68 0.12
15 FE Ol . -
5L A AE BRI S 241,692.20 0.03
AT 4 37,464,880.24 4.03
Js =l - -
BT R 55 MR 25l - -
BFEERE FOANE A RS5O : -
IKF S BRI AN it i - -
JE R RS B RN A R 55l - -
HE : -
PR S TAE - -
A ARE AR IR - -
b - -
it 103,441,494.55 11.14
5. 2. 2 A JHARALAT W43 R R P e 4 58 I SR R A A
AT A TR R B s E B o I S .
5.3 MEWREA RME 5 & F = 3E B KN RIRT 42 R 8 Bt B 4

T |[Q |™ ™

P

wimolvlo|z|2|c & |=

B i Fh 4 BT
e | REEARY i S AL FR HENK) | ~nhEon)

FE (%)
1 000001 P ERAT 842,800 7,669,480.00 0.83
2 601939 BT 1,142,500 6,215,200.00 0.67
3 000513 TN EREE [4] 104,100 6,193,950.00 0.67
4 600276 JE I 5 24 132,800 6,042,400.00 0.65
5 601398 TR RAT 1,366,200 6,024,942.00 0.65
6 000568 P EE 165,500 5,461,500.00 0.59
7 002013 HHTALEE 291,650 5,334,278.50 0.57
8 002142 TWARAT 311,542 5,184,058.88 0.56
9 601318 o [E %2 142,800 5,059,404.00 0.54
10 000027 RYINBEE 715,586 4,916,075.82 0.53

12



JRFBEFRIRE R TF BB 6 2016 55 4 TR

5.4 WMEMREFF MM AR GFREAS

~ - B RSB
75 5257 nRMEOT) i
TFE L %)
1 H X i g5 B} )
2 AT - -
3 SRR 50,015,000.00 5.39
Horp R SRl 50,015,000.00 5.39
4 A 13,365,000.00 1.44
5 A 3 B - -
6 Hh S - -
7 | AR CRI RS HAT) 5,697.50 0.00
8 EINIZEa:EA 318,822,000.00 34.33
9 HAih - -
10 | &1t 382,207,697.50 41.16
5.5 MEWKRIZA RNE L E S B E L KN R BT L2 RFH R I 4
SR e
o U e News |
75 (Dt A LA | #E Ok B VA L)
(o) .
(%)
16 A 57,858,000.0
1 111615204 D204 600,000 0 6.23
16 B ARAT 57,708,000.0
2 111698206 D052 600,000 0 6.21
16 F4 HLERAT 48.,555,000.0
3 111690040 D004 500,000 0 5.23
16 Jb HEHRAT 48,185,000.0
4 111612152 D152 500,000 0 5.19
16 K 48.160,000.0
5 111609365 D365 500,000 0 5.19

5.6
B4

WG HIARIE A FME o 2 B 3B EO I DN HEFR BT 48 B SORRIESS 8 Bt

AT G AR T IR AR RFAT 57 SCRFIETR

5.7

HERREA RIME S E ST HE IR DFRIT LA R SRR R A




JRFBEFRIRE R TF BB 6 2016 55 4 TR

RIS R ERAFARER.
5. 8R4 HARIZ A Fol A o 24 B 7= 1 LR K /NHEFF R RID FL2 BUGIE 3 5% B 4
ARG AR AR AR FABUIE.
5.9 MEMRARE ST B WIS 5 1B R 3
(1) AREES ARG WIARAREA B
(2) RIS ARG AR BAT BRI IAT L 5) o
5. 10 HRE PR ARSI B I E BRI 5 0 v
(1) ARIEG ARG AR KR E G
(2) ARIEGAMRE N KRBT E BT S
5. 118 B ARG e
B. 11. 1 ARFE G H B AT T 44 SR 1 RAT FARTE AR AL H0 VA H IR e A 1) a2 56
A, BUERE b AT — A2 B ATFEDT. T IEE.
B. 11. 2 05 P AR S P R ¥ i1 44 1 SR e 5 TR R 1) 4% 1 i S I
5. 11. 3HAh A TR H =1 B

Fr e FH(O0)

1 HFHARIEE 105,939.80

2 IESCIES K

3 IvLbdiredl

4 VLY@ IPSY 5,237,851.33

5 YA HR ) 2R 1,198.80

6 FoAt MR

7 2

8 HAth

9 it 5,344,989.93

5. 11. 43R EHARFFA HIAL T O v e B fii 27 B 40
ASHe AR IR AR R AL TR B ] e e iz

5. 11. 53R 5 HAARET 42 MR A7 FE il 52 FR 1% O it B
AT AR IR HT -+ 44 ISR A A AELE A2 BRI Do

14



JRFBEFRIRE R TF BB 6 2016 55 4 TR

§6 JHHAESHIRIN

AL

T H ITRERIRAA ITRERIRAC

AR T S AT A <y A 264,558,143.67 349,011,008.76
A 2 4 0 H ) £ A0 167,936,171.64 172,524,263.33
s AR T R 4 S TR [ 47 0 95,356,817.56 2,860,807.70
ARG JAEE S 17 AL BN 43 40 - -
A i SRR o <5 A i 2 337,137,497.75 518,674,464.39

$7ESEENEHEERERREESENR

71 EE&EEEANGHBERRERRARE S 5 WA
AMEWIA, REEEAAAEBHBEAREE GA) B, BERECESA RS

G DL o

8. 18 EXFER

§8 HENXMHFHEX

() P ENER AT R R G IR SR B R e S AR 1 S

(=) (REBRESIEFRREEEEGR
&

(=) (T REeEHEARA R

Zl
=

k55 K

(0D (T REFRESIET R STTE O

() EEHE R

() FEEEE LS BRI Bk
(B) FEEFE NS ot Bk

8. 277U I

JUIMTTREER X EMARTEA 15 0RA E PR R 31-33 1%

8. &M AR

LB & REE A TA/EH 8:30-11:30, 13:30-17:00. 44 0] 22 4,

B ] % AR 28 W SR N

15



| RRFIREG RUES BB 2016 F55 4 TR

2.0 . SR NMALE:  http://www.gffunds.com.cn.

JTRESEHARAR
—O—t#E—H=+—H

16



