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12H31H 12H31H
—. A 285,199,854.20 134,249,959.99
LAE N 131,156,329.02 73,617,290.07
Horr: AFAEYA 110,985.94 84,090.88
(eI ISULON 131,045,343.08 73,463,878.75
PP SCRRUES FLE O ; _
TR Rl BT I - 69,320.44
RISV ON - -

245 BT (AR BA- 35D

54,116,970.58

-18,911,559.98

/|

Horp: BEEBBGEE

BRI

-819,081.34

iR B

52,255,111.65

-18,399,018.21

PO SRS BT

fTA LR U ok

e

1,861,858.93

306,539.57

3ASMMEZR S (FRR DA

87,201,450.80

66,797,531.71

W)

4 s (R DL — S A1) 9,520,270.33 8,676,068.12
S HARWN (kLS IEE)D 3,204,833.47 4,070,630.07
B: = #H 21,751,628.47 10,674,216.58

167131171
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A S 1 52 S A 2 5

BRI B B 4 2016 GE 4 5 AR 15 47

1. R 16,117,696.87 7,750,337.18
2. L 5,036,780.30 2,421,980.33
3. BEMmRS - -
4. 5 %H 35,177.21 37,929.04
5. FIRSCH - -
Horre S I S B P S - -
6. HAh3kH 561,974.09 463,970.03
=, FMEEH (FHREH 5

263,448,225.73 123,575,743.41
H7))
e FTSFLRA - -
MU, #FlE QF5HRe-"S3EHE)D

263,448,225.73 123,575,743.41
73 AN (FEE&EHE) IR
SeibF A TR N B 5 BOE S R A 4
AAREW]: 2016 4E 1 H 1 HZ 2016 4F 12 H 31 H

AL NIRRT
g
WHE 201641 A1 AZE 2016412 A 31 B
SRS RSB B &R A

— WA E R (O
SEHAFHED

1,206,292,035.11

208,363,711.04

1,414,655,746.15

. AWgE R
S EAR BN E IR
D

263,448,225.73

263,448,225.73

= AR 0B 5
GRIDE S IR b R
fE /D BLe 5 385D

470,664,893.34

88,056,981.14

558,721,874.48

Horpre 1 HEEHIWEK

775,216,481.30

151,887,275.79

927,103,757.09

2. g ml

T

-304,551,587.96

-63,830,294.65

-368,381,882.61
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RIS IV 52 S A 2 5

BRI B B 4 2016 GE 4 5 AR 15 47

0. A A
N3 BEAE 7 AR I e e 1
1225 R DL

PSIRA)D

-103,550,852.36

-103,550,852.36

fo WIRPER G (3
EAHED

1,676,956,928.45

456,318,065.55

2,133,274,994.00

A BT G R
W H 2015461 1 AHZE 20154612 A 31 H

EWEE R ECFE FEEN R AT
—. WA E R (B

880,254,016.79 67,353,516.51 947,607,533.30
EED
T AW E SN
B EAR S R - 123,575,743.41 123,575,743.41
1)
= KRS G
A B S E R (I 326,038,018.32 53,569,430.69 379,607,449.01
fE I LLe S 35D
Hod: 1B S HIEHK 812,919,512.87 94,449,364.40 907,368,877.27

2. 4 B [

-486,881,494.55

-40,879,933.71

-527,761,428.26

VO A1 B g 0 AR
N o3 BEAE 7 A R 3 v
EAZ5) G E gD L

TS IHA)

-36,134,979.57

-36,134,979.57

T IR ER GG (&
EREIED)

1,206,292,035.11

208,363,711.04

1,414,655,746.15

T RERMHE M SRR AR AR )

R NI S5 4R R M 0 o
ARE TS (F5) 7.1 & 7.4, WEIRER THIHT7ASEE:

-t YNy

: JLIAPE, FESTEMRTTA: FAER, PR si A L

F18TIH31 T
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7.4 IWRMHE
7.4.1 FHEFEKFM

TR I 552 WA B i BRI I3 P 8 R 4 (LA TR AR i ) 0 o [ I i B B
B2 (LUR AR EENE £) IR M VAT [2013]7 5 (06 TAZAE TS T 0 22 B 25 i Y
IEFF IR SR ML) i, B RS SRS B TR A R KRR (e N R [ E
FRBTIE ) M (IR N ZE B s 2 B R B I B B B R 5T A TF SR
ARG R R HARIE R RS, BRI LSEEANER NG B &R B354k
1,790,315,346.85 JG, Mh 22 A K8 H R S THITEE 55 By PR W] 46K TE R 567 (2013) 5
21 SEHRE TLIRIUE. L EIER &%, (RN RIS fr AR 4 ot
BEHEESERF) T20134F2 H 1 HIERAEM, EEeGFAMHWESGHEE N
1,790,533,225.99 i F: 04, H A WWE &F & 217,879.14 R 8. A5
RS E NN RS A IRA R, BREEE N NHEEERITRNERAR,
BEFRE AN AT B S 5 i B2 4R 4T (Brown Brothers Harriman & Co.).

HRYE R N RS E IS5 38 40000 R (e 09 22 SR 2 it 2 BAIE 2 P 1
BEFEEF) AT, RS FERE TBUN . AR6JF. WHH6GR.
IR SCRFIESR . B SCRRERE RS, Bidrdikd, MATHAR. bR, 47
AL BTN BRI MW SR M LA P E
UE S 2 VPR Bt i HoAh Sk TR, A48 T8 i AR 07/ Bt . R H . f5 FHIE L) H
SRR TR . ARG TS SR EERGERT WI T, AR A BN g
TN SRR R ABUIE, A2 5 R A I EUE R . A4
BT SR B LR E TR %7710 80%, Hhrf, BT WM TTIA G5 M%7 5 1%
F P L BIAME T 80%; B4 ml B H 7E—4F LU IBURF 5 23 1 LU B & T AT
FEEBEFEIFER 5%, AIESHNGL R FEHN: JP Morgan  Asian  Credit Index

N

/

Composite Total Return.

ARWA S5 AR AR AT G () 2 BN I R e PR IR A =] T 2017 42 3 H 24 Hilt
HEFR
7.4.2 SRR IS ZA

ARFEE 1 S5 A2 IRV G T 2006 4F 2 A 15 H & BLE ARG ) (b2t
HE — JEAUEND A IR AR 2 T S AR SRR E (BT SRR Al 2 THAE™) mh IR
WA QUEZR 4% BT 315 Bk XBRL BHRCER 3 5 <P G MR EE R E>) |

F19TIH31 1T
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BOSERA FUNDS FHLE S 22 SR 2 A IR SR R e JE 4 2016 SRR R 2 i 22

TR B B el B2 (LR Ty AR e rp R b P )W i) CIEZR R Bt 3 g TR 5
WAEHE51) I I B s i ge BIE SR % B R e A [|]) FILE N 5 R R v
7.4.4 AR R ERE M 2 o B Sl Bl 2 AT B SR RE B SRV R 3 AT Mk 5 5545
TRl o

R (R FRIETF R SIBFE IR FHE, T eEEEs
FIARUE, ESE 60 A TAF H HBLEE S A0 AURFAT N ECE AN 200 A\ B 2 6 5™ 1 E I
T 5,000 F3etE I, FEaE E NN 2 A o R 2l S IR R T %, s R
i HHAMEEEIFE LR G RE, FAITREMIETE AR TR k.
ARFEGT 2016 SEFLRHBLIESE 60 A TAE H 23S0 AHFA NBEE AW 200 A\ B H 4
GPHEAR T 5,000 JITCHITE I, BORI 5503 DLRF S48 Dy g | B i o
7.4.3 RGN TN K H AR M RE I B

ARG 2016 FFFEM SSIRAT A AL 2 THHEN A ESR, FSE, SeBE e 1AL G
2016 4 12 H 31 HAEM RIS 2016 B2 H 488 BCR AN JE S0 AR 3 1% L35 R A5

S|

/oy o

7.4.4 EREPFRARSTBOR. Sttt S0 —HEEREHE 23 H

AR WIFTR ST BOR . 2l ol — B4R R A5 A — 3
7.4.5 STBURMSTHETHRE R ZHE IER U
7.4.5.1 STHBURAR R K3

T
7.4.5.2 £THlTHER R KU

T
7.4.5.3 ZHEEIER U

T
7.4.6 BT

YR BCHR . RS SR RL[2004]78 5 (WABGER. [ KB 55 e /7 % Tl 4%
VIR SBUECRREAY . WBI[2008]1 5 (ST AL AT SR T S ECHE O E A
~ WBi[2016]36 5 (KT AN BB S E B A READ - WBi[2016]46 5
CRT i — 2 B A T HETT & SOl AU Rl A RBCR @ &)« WHi[2016]70 5
CORT- G RRATURE) [ b AT SR S5304 (B BOSR I b R 3 60 ) B FLAhAH SRA58 A A 553 JL AT S
FHAE, FERLFIRUR:
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[

()  F201645H 1 Hif, LUkATHESTAEEREANETEVBAEUGEH,
AMEWCEN L. H 2016 425 H 1 HiEE, Sl gy e B SO SN g RL . 05 fb
[F) MY AE SR BN TR S AE R A

(2) HETESIG IR QB ZE MO, FB RS TS BIBLIEBUR, %18
A2 KB X BUSOE RS ARAT, BN A TAERCE BT 2016 42 5 A 1 Hl)
BIBEARL(E 2016 455 A 1 Hil) g AEY A S Fi .

(3)  HATES IR IR E B R RI A, B R A BT BRBUR, %R
AR o st XA SR ERANE AT, FEBE N B ANMIEUSCAS N AR A Ak TS
7.4.7 REETRER

KBLTT 2R HARBEEHIRA
Fe LRI\ L VEMEICHI . FEA R
O 4 B L6 7 (R ) SR L g*’m A
FHT AT A A BR A ] (CHR T AR AT™) HEFTE N, R
i B SR E B2 AR AT BEAME BN
FHRUE S A AT PR A F (C“HRTIE ) e PN )i
o [ K 5 7 A B A A PR A 7 FEE AR
7B R A IR ST A A FEEE AR
REBEER) AR AH 8k PN R
AT AT FR A F] TN AR
B A B R A PR A T e 8. YNt
I A A R A H] HEFTH NN T A
RS (HPr) ARAA HEEHNKFAH
T FIRICHRAT 5 BITE IE b 55 Y B N 4% — M pe Mk 26 VT 5T
7.4.8 A K BT O EA R R BR AT B
7.4.8.1 BT RELF R B HE U TR 5
T
7.4.8.2 REXTIREN
7.4.8.2.1 EE&EHRE
Bpr. NRmic
AHA AT EE 3 A)
i H 20164F1 A 1HZE20164F 20154E1 H1HE 20154
12H31H 12H31H

AR AR B FE G N SOAST A B R 16,117,696.87 7,750,337.18

21513111



=|FHEE

== BOSERA FUNDS

TR S 52 S WA 2 153 75 R IE I3 B B B < 2016 S 4R B 4 22

Horbe SO SN K GRS 9%

1,225,993.57

3,385,599.75
FE: SON G TR B 5 (108 BN ARIHL AT — H 2 & 50719 {E 0.8% FIF P iHE, 1B H

Rt EGA KR, A HitFEAKN:

HAE AN =/1— H 34 5215 E %0.8% / 28R EL
7.4.82.2 BREHER

B AR
N L AERE AT EE )
B H 20164F1 7 1H % 20164 20154E 1 1H % 20154
12/31H 12H31H
R A I B < N S AT R B 5,036,780.30 2,421,980.33

TE: SORHEEEFUE NIRRT I0FEE J4AT— H 2R & 507 1 0.25%E 2 R 1HE, B H RiF
BRA AR, BAA. HitEAH08:

HILE =1 H e 515 Ex 0.25% / 9 REL.

7.4.8.3 5RELFBHTRITE LT 7535 (&5 B 5
o

7.4.8.4 ZRBFTERELEERIBFMR

7.4.84.1 WEHNESEEANZHABEEREREELSESHBER
T

7.4.8.4.2 REWIRRESEENZ S HABLRIR T B H A EEHIH R
T

7.4.8.5 HISRERTT (RE HIRAT AR B R SR £ B AR IR

Bl NIRRT
N AR AT B A
ST 44 FK 20164E1H1THZE20164F12H31H | 20154E1 H1HE20154E12H31H
WRRE MHAFLRERON | HRARE B} ERISUION
AT 9,438,819.95 102,742.41 74’136’065'2 79,355.15
A B O o e B B ARAT 279,015,575.23 - 80’276’722‘2

T ARG S HPARAT A7 A i AR A AH R ARAT AN A1 53 7 F6 48 AT B S 2 s BL 2 HRAT IR
Forb e A R ARAT IR OBRAT A G IR R0 8, el A B D 2 i L 2 ARAT DR A ARAT AR AN T B
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7.4.8.6 AR STEAHFHHAS ERBITAFHESFHIER

Teo
7.4.8.7 HARSRERIL 5 B I B
Teo

7.4.9 HR (2016 £F 12 A 31 H) XRESFFH HIWESZ RIES
7.4.9.1 BAWGHT &/ RIES T T HIAR A K8 Z RIES

Too
7.4.10 BT B 3BT SRR 7 U B B HAt B TR

(1) Al

(a) wRhTHA A TR

A ETH R IR TBI )RR, XA R E TR S B mEE SR
L FT & (1) SR AR JZ IR RE -

B2 MRS EE RT3 LR RAN .

BRI BRE 2 I N AMH G BE 7 B A ELHR B R B PSR B

=R AHIR BB AN W S

(b) FFELMILAA RAME T BB R TR

() &2 TR RME

T 2016 4 12 A 31 H, AESFAMUA RME T & BB SRS 14
A b R T 58— E I AN 105,069,536.25 76, 5 2 HIRHFN
1,737,100,149.42 56, L@ TH=ZRAIRE. (20154 12 H 31 H: & T8 _FERH
REAN 1,233,476,567.73 76, ToJ&T 5 —ZRME = Z IRHIRE).

(ii) 2 FCHETE R E Y E R AR S

AN A Je B4R BE AT EC AR A I LA SR E TR R R TR A S E TR
JB KA R B RAEH

(i) =R RN E RIS AL 3 640

Teo

() AEFRFERILLA O E TR SRt TR

T-2016 4 12 H 31 H, AHEGARFFA AR LA A E T 10 4 b 55
(2015 512 H 31 H: [Fl)s.

(d) AEAA ot E v 4Rk TR
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oy

ANCLZ SO B TR 0 < R % 7 A0 7 £t T A0 45 N GRR URT A <t 4ot LK T
IMES 2 SEHHEAZEIR D
(2) B e ESr, BT SR H A 70 75 2500 B 0 H At B 2 00

§8 WHAEGWE

8.1 IREEH=HEHEN

F5 i H A

! s i _
ok, W i _
AFAESEITE : :
et . :
ML i _

2 HEEHE 105,069,536.25 4.86

3 [#] 7 AL 2 5 % 1,737,100,149.42 80.34

H, ik 1,737,100,149.42 80.34

BTSRRI - -

i - _
U _ _

5| EAEMeRE” : -

ST ENGI TP N

i : :

6 | mEBHTH : :

7 AT R4 S A S il 288,454,395.18 13.34

2]

N

24

N

=
5
=

NN ~
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8 HoAth A T 58

31,579,684.53

1.46

9 ann

2,162,203,765.38

100.00

8.2 JIARHBLH HArEEY

SHRL: AR

‘ A G
T | e HEeRA | EfEra BN N e
TE E (%)
ISHARES
IBOXX
1 ETF 34 ; 105,069,536.25 4.93
YIELD

8.3 HIREZSNER HX) EHFTHRRGERE
AF G AR HIARRFFA B

8.4 JIRIEATW RN ER R AHE
AF AR HIARRFFA B

8.5 WIRIEA FHME 52 R 1#E BB KD HEF RIET 2 AN 285 5 B 40

AR HIARRFFA B
8.6 MEHIAP R F A A HIE KRS

8.6.1 RitTAGHUE HIFHIEG T 158 2% BT 20 42 KA 8 5 5% B 40

ASH AR R HEAT B 2 B 7 (e

8.6.2 RitHGHUE HIFHIREE T ™5 E 2% BT 20 44 FIAN 8 5 5% B 40

ARHE G AR AR AT BLRS BE 7 (R
8.6.3 BUAEHLH HISE N BLAS B BB 3 HE WSO 5L

ARHE G AR AR AT B RS BE 7 (R
8.7 MIRIEBIHFEAER I RO BHFRFEALAE

EHAL: NRMT

3 e B IFE
fii {5 2 KIHE
7 (%)
A 21,790,989.99 1.02
B 362,311,828.95 16.98
B- 178,285,311.93 8.36
B+ 343,240,748.27 16.09
BB 137,524,637.60 6.45
BB- 79,593,819.97 3.73

2531
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BB+ 63,207,169.20 2.96
BBB- 77,346,925.67 3.63
RVEH 473,798,717.84 2221

s VRN AR HEE R
8.8 SR A FHME 5 S B 15E HL IR/ RS BRI B 3R Tl 4
G NIRRT

A
RO ERRE | e i ARAME
il (%)
CHINSC 10
1 XS1241497384 120,000, 92,141,951.16 4.32
07/02/20
GZRFPR 8
2 XS0878016673 104,000 75,565,184.97 3.54
3/4 01/24/20
FUTLAN 10
3 XS51086808570 100,000 75,080,538.40 3.52
1/4 07/21/19
CIFIHG 7 3/4
4 XS51160444391 100,000 74,703,165.60 3.50
06/05/20
USG24524AH6| COGARD 7
5 100,000 73,054,934.40 3.42
7 1/4 04/04/21

e i FRARES A ISIN 15,
8.9 HAIRIZA RME -G H = EHE HI R/ HES IR +48 B2 SCRRIE SR B8 B 41
AR G AR T IR R 537 SCRFIESR
8.10 HRIZA RMME L FES T = 1E L K/ HER RIET Tu4a SRIATA M BB B 40

AT ARG WIARARFFA SRATE A

8.11 HRIEA SLME G H ST E I MR AT T2 2 SRR B4
EHh: NRMT

4 Hb Bk 73 4 B VA
T (=L UN N FME
AR HRA 77 EE A1 (%)
ISHARES
IBOXX BlackRock
1 ETF &4 i Fund 105,069,536.25 493
Advisors
YIELD

8.12 BFAEMEME

8.12.1 35 I A S WU RT 1 A ISR R AT BB B E AR L A, s

G| AT — N 2B QBT AT,
8.12.2 FE R B MIAT T4 B 2R

267131171
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FIF AR B H 4 2016 -4 B IR 45 i 2L

8.12.3 HAR H A& IRH =4 B

AT,

ARMIE

Bl

1 A7 RAE &

2| BGIESFER K

30| MO

4 | MR

31,020,022.96

5 | NHCHIEEK

559,661.57

6 | HABRNYGEK

7| FERESEH

8 HoAh
9 &1t 31,579,684.53

8.12.4 JIRFFA HIAL T H W e fit 27 B 40
NI AR IR AR R AL T H B ] e 5157

8.12.5 HIRAI T4 REHFEREZIRB A

ANH e AR R AT+ A2 BEER R A AERIE 2 IR TS DL o
8.12.6 WHA GG LKA SCFHRE
WU INHIJE L, 72T A0S & T 8] ] B R 22

§9 E&BIFAEANER

9.1 JIRESHBIFE N BRI NEGH

R E AN

Fra N5
FYEE R MUK $ 5% MANFEHEH
FENFEO)
FE R 5 A A o5 B A
B 10 A ERFEEAYI
Eb 451 Eb 151
12,160 137.907.64 | 252,335,749.21 15.05% | 1.424.621,179.24 |  84.95%
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BOSERA FUNDS TR AP 5 R A i o 2

WEH IR G L4 2016 F4F LR 2 47 2

9.2 IRESEEANKNMWAN BFFHREEHIHENR

TiH ESRERAY IS E ) 5 FE 4 B A EL 1]

SEIANITE M R AR S 1,626,522.49 0.10%

9.3 HIRESEFHANKMIN REFE AT BAREZE S A F = EX FKIEL
TiH RSP ENBEXE )

ARANFEPEBN G SRR S0-100
ﬁ%%]ﬁjkhﬁ$%mfﬁA

ARG I GRS 0

§10 FFRRFESHHZED)
BfL: Ay

HEAFAEKHQROIZE2 H 1 H)REE AR 1,790,533,225.99
AH A AR 3 4 47 AU A 1,206,292,035.11
AR WAL G R 44 0 775,216,481.30
Jeli: ASHR A 33 4 R B [B] 43 0 304,551,587.96
AH s HHEE 4 35 5 AR Bl 47

A HAHA AR 5 4 03 B i 1,676,956,928.45

§11 FEXRFEMH4ES

11.1 EEHFRE ARSI

AR EWNR AT RHAANKRZ
112 ZEEEAN. ZSHEANENESTHERITHERATRS)

A W E BN T ERANFZL),
113 BRESEBEN. ZE&W™. ZE&HEWFHIIFR
AMEHA T MARESEEN, e

11.4 EERFRIWHIHR

AT B A AR S S 5 B RS R 2R
11L.5AH AT H TR ST RSB

AF g B e 2R R H RS

=S
(RSN

G GRS IR

B RZNH S AR A FIVAR G
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BLE AR 95 o AN I AR & NS H T 9% 100,000 TT.
1.6 EEAN. EEAREBREEN AREERLTFHER

AN, BB EEIE N SIEE LS RIS m gUE BN Dk
17 3 2 5 B 1 1RE B B 1 21 DL
11.7 ESHAESRARIR 5B uia R B
11.7.1 ZEHAUERA TG BITBAT BGRB8 RS ST B

T
11.7.2 ZEH AR AT 5 BT HARES B3 F B 5

e NRMoT

F# T AR e mi AR T e ARG AT
AL AN o
S LA SR ELA)
Australia and New
Zealand Banking 39,438,949.21 - -
o 1.39%
Group Limited
Barclays Bank PLC. 213,977,549.68 7.54% - -
BNP Paribus Bank 274,800,127.50 9.68% - -
Bank of China (Hong
o 22,681,744.93 0.80% - -
Kong) Limited
BOCT Securities Ltd. 61,211,177.53 2.16% - -
Citigroup Global
462,420,181.62 16.29% - -
Markets Inc.
CITIC Securities
International 44,136,232.00 - -
1.56%
Company Ltd.
Credit Suisse
S ies Ltd 28,172,358.04 0.99% 101,021,691.26 100.00%
ecurities Ltd.
Deutsche Bank 32,831,823.00 1.16% - -
Development Bank of
. 50,559,609.73 1.78% - -
Singapore
Goldman Sachs
132,044,325.96 4.65% - -
International
Guotai Junan
Securities (Hong 265,965,676.92 - -
9.37%
Kong) Limited
2913110
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The Hongkong and
Shanghai Banking 128,854,053.42
) 4.54%
Corporation Ltd.
Haitong International
Securities Company 199,223,333.26
o 7.02%
Limited
HUATALI Securities
100,628,730.20 3.55%
Ltd
JP Morgan Securities
77,178,525.74 2.72%
PLC
KGI Securities (Hong
o 64,478,136.59 2.27%
Kong) Limited
Bank of America
. 332,077,182.42 11.70%
Merrill Lynch
Morgan Stanley &
. 133,257,382.08 4.69%
Co. International PLC
Standard Chartered
35,513,778.24 1.25%
Bank
SC Lowy 110,187,491.75 3.88%
UBS Limited 28,693,883.25 1.01%

VE: ARFESAMUE T EIEAR B R RS ORT B U BPE R 8758 5y i (1 BEAT % i) /8 13l
K1) GEMEET[2007148 5) HIA RHUEER, WAFEHE | 2 5L EN KM IR . 2
BRI BRI, FEZFHFRITALT HR AL HIK

1. FEE IG5 5 K P (e Bebr i F

(WZEAT NFMERIE, Wbl (4, kA RAFIA 2

QRFRESBIEFT TR A ZARERNKAT, 325 Bt 2 5L S T IER 3 5 I F 2

Q)R BRI A7 AL S IR &5 B D RUK T, BRI T A8 R 7C e T3 AT 57 8
BE LI At 24 m R s R o0 T2 AT sz i AR R & oE ' AT A
BRSS: RERRYE A W T B G R E R, BRI AR, BT R BB R A SR A
15 BEBCOA A RIBEF S TR, Bt AE R AZ IR LA S H A 7 TR ML 55 O T F SR 3t B 4 (A IR 55 1 52
.

2. FEEIFH AL K IR AR .
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