ElENEs

BOSERA FUNDS

HEFHEAN: ENESEFHEERAR
EETXEN: PRBITBROERAF]
REZHBE#H: —O—b#E=H_-1++tH



|§ EHEE ‘ ‘

E= BOSERA FUNDS TS 2 M —4F 8 T U 5 TR 5 4% 3 4 2016 FAE R 15
S1EERAKEZR

1.1 BERR

HEEHANEF S ERRUEAIRE IR AEE L E. R IERRREL
ORI, RN R A S L R M R S R P AR A Bl RO IR AR BT . AR
EWRECE =2 U PR E RS TRE, HHERKER.

BEFE NPT AR A RIRIEA S EFHE, T 201743 H24 HE
%7 AR M S TRAR . HERI . FNESBCENL . MR . R AR
BN, RIEEZAB AR EOCE. R P IERRR B RIS .

B PN LAWCSAE . B0 5 1 JR I BURLE FH R & W=, (A RIIE S
G—ERF

HE M S AREHARRERI . BTG R, B HTEE B TR,
20 D] 5 A 4 1 55 00 B - B LT T

AHREWIE 2016 4£ 9 A 29 Higs 12 A 31 Hik.



ElENEs

BOSERA FUNDS TR 22— 4 s T U S AR SR P 3 4 2016 R4 R
1.2 H3
S L BB R T E T o 1
Lo B B N 1
L2 H T oo 2
8 2 BT, 4
% N = 4
2. 2 R T I 4
2.3 e T N I T A 4
R == 4y - v 5
2.5 R R 5
§ 3 FTEMSHEIF. BEBERIEFESEBEI ... 5
3.1 B R BT . o 5
3. 2 U I . 6
3.3 I AR R R S B G I . o 7
S A BB IR 8
4.1 BTN R R T 8
4.2 BN E A ARSI EEM S E B .o 12
4.3 BIRASHRE WIN AT GBI 12
4.4 BINKHRE JA AN IS R B RIS AN SR I B . 12
4.5 FEHNNEMET WEFHH AT ERIRERE .o 13
4.6 BN IA RAIES MR TRl . o 13
4.7 EHENRE N SAER T EREIUT ..o 14
4.8 BN JAAN IS RNE ARG BT .o 15
4.9 A M B B A IS FA ANBEE S T ETEE MU 15
S B AR 15
5.1 AN AT SIEE N B 15
5.2 B NS N A GR R BMEEM G EE . IE BB ... 15
5.3 FE NN AFEMEFMHSEEENEMEL., AT EREN ... 15
8 6 BT IR o 15
6. 1 B B R I R R I T e 16
6. 2 VE T T R BT« e 16
B. 3 B Tl B ot 16
S T B AR R 17
T U 17
.2 R . 18
7.3 FIEERGE (REEI ) A B 19
T4 R 20
S S B AR 39
8. 1 AR G T P L I . o 39
8. 2 WIRIATI A I R R A e 39
8. 3 HARIL A Fu M AA o5 56 4 08 7= 1B LU K /INHE R BT I S48 BE A ..o 40
8. 4 A A I R R A A T KA 40
8. b MR I A A R B R B R A 40
8.6 HARIL A SUMME b7 B4 B P i E LU XN HE P IR LA R A . . 40

2



!

HHEE S

L
I

== BOSERA FUNDS TR 22— 4 s T U S AR SR P 3 4 2016 R4 R
8. T AR UM H o5 4 0= A Lu g K/ INHER BT A 3 SCRFUE S 3 00 A4 ... 40
8.8 A WIRIL A RN LT = A LB N B2 RS Em s mign . ... 40
8.9 HHAR LA M H o 4 W= A Lu g R/ INHER AT LA BOE BBl ..o 40
8. 10 A HARATL S G IARIA RS GBI . .o 41
8. 11 A HARARI S EGHATRA BB - 41
8. 12 B AT B . 41

SO I A B R ot 41
9. 1 WIRIESWHA N BTG NG 41
9. 2 IR L EIARKMI N RFFEARIESHEDL .o 42
9. 3 HIREESEHNM MM N AFEA A BB SRS EXAEL ..o 42

S 10 TGRS A B .. . 42

S 1l B R o 43
10. 1 R A R 43
10.2 HEEHAN, BEICE AT IESIEEMITHERNELI) . ... 43
10. 3 WRESEHA, BEM/, BEFEEWEMIRL ... 43
10. 4 R R I L . 43
10. 5 N FE BT B TS T E RS S T 0 o 43
10.6 HHEA, FBEALHEPERNUZREEBRITEEI ... 43
11.7 B MARER AT G BTG RIEI . o 43
11,8 M mE R . 44

S 12 BB R o 45
R = 5 45
1. 2 R 45
1. 3 B T A 45



!

HHEE S

, BOSERA FUNDS

M

TS 22— e BTG 2 B 7 B B 4 2016 ARAF R i

2.1 EHERERFMR

§ 2 &N

LY ) TR 22 M — 4 i B TR 5 2 B UE 7 45 B i 4
B4 fRT PR TN 22— 4 it

R4 A 003239

LA L 003239

e (Y LTI

A RAMH 2016 49 H 29 H

REEEHEA T RS E A R A A

BEETEN AT IR A IR A

i WK 2 4 0 RS A0 1, 356, 620, 632. 40 {4

B G RAF S e

Ty A A A TR FR T 22— B T 57 A T 22— AR B T 51 C
T & R A T Y 003239 003240
gﬁﬁXTE%ﬁﬁﬁmﬁﬁg 1,235,977, 163. 92 7 120, 643, 468. 48 43

2.2 B&= RS

Bt Hx

PRV AU ATIRE T, A e i S LU B, 18RI 8 5™
M. Aafe. FREEfE.

AN < (KA B8 M 7 g AT B SRS AT TSI B e, bt ]
SN 150 SR A0 455 B 7 G B RN L [ W et SRR SR B SRS L TR /AR
MRS SRS« B SRR IR BT ARG . ALAT BB SRS s JT iUy

B A, A BRI A e, 7 (R AT, 7R
AT TR SHE LI ET RN, 3 F 285 T mmsh e
B A
e o AFEE RS R E R PR E (B E) 85 %
R X 90%-+1 SIS AR BRI CRLJR) X 10%
UGS A AFE G NGRS, WG AR & TR mhintse, KT
REMES . BREMES, BT IR/ IS 7 i o
2.3 BETHEANMNESTHEAN
i H REE&EEHEAN BEEREN
SR T i G A PR A ) S RAT IR A IR A
o ‘ﬁ%‘ PN U5 ¥y
A KRG | 0755-83169999 075522160168
AN .
R I service@bosera. com FANGQIZ275@pingan. com. cn
% P IR Ss HLE 95105568 95511
fE 3 0755-83195140 0755-82080400
. JRARIITIAR H XK RIE | 7 ARE IR 2 X R 2R 2%
7088 5 AR HAT KIE 292 5047 =
I3 Mk JTRARIITARH XIRFERIE | 7 RE RN 2 X R R 2%

4


mailto:FANGQI275@pingan.com.cn

|§ HHREE o ‘
E— BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR
7088 5 AT AT KE 292 5047 =
IS 5 i B 518040 518001
EEREAN KoL E W 7K AR

2.4 ERHBEHIRN

AR B 0 E IS B R AR A AR

FENESF R IERI R, RIFIESRIR

B G R ISR BN TR
g 94 41

http://www. bosera. com

G 4 R 4 EL M A ESHIA, ESITH AL
2.5 FAUMHRER
5iH 7 A ML

ESNAIE =2

HARKIE PR 2T 55 B

b T B X B 202 S G 0 11 B

CRPRE B 510
VEAEICHUR | S AT PR A ] LR E T KT 18 SE S L 1 23 2

§ 3 EEMFHER EeHERIKZAESERHR

3.1 EBEXTHHHEMMFIER

EHh: NRMT

3. 1. 1 i EmAnEaR

2016 49 H 29 H (ZE&A5MH4E%H) £20164 12 A 31 H

TR ZH—F TR A

TR R F TR C

A L SE I A

3. 1. 2 IREHE TGS

-3, 725, 256. 11 -545, 313. 03

A IR -28,951, 175. 33 -3, 005, 451. 96

TAS ST 35 35 4 43 B A HA ) -0. 0234 -0. 0249

AHAINBCT B E R % -2. 36% -2.51%

AL S AR B E I KR -2. 30% -2. 50%
2016 4£K

T 2R — BT A

T TR C

3. 1. 3 RTHARER

AR ] Ak 53 e R -3, 725, 256. 11 -545, 313. 03

HAPR AT 2y T 25 4 3 200 -0. 0030 -0. 0045

WIR ST e 1, 207, 025, 988. 59 117, 638, 016. 52

RIS BHE 0.977 0.975
2016 £ER

T A — TR A

T LA — TR C

SR THEI KR

—2.30%

—2.50%

T A OB R FE 2 S AR SISO L BB AR

Hptle N (ANF 2SBS0

BRAI R RS HIARAL A WIRNE AN C S giicad in B4 A et EAZ sl at -
Mnb Bl A2 L N T SRS AN 7B St E 5 P A AN A N EE S 8 N M N L 6 7 - 1S

TR AT



ElENEs

BOSERA FUNDS

TR 22 A4 5 T I o7 BLIE T 4%

B4 2016 FEERE

3.2 BEHERIN
3.2.1 ZEMFHEM KR RIS RS LR E R 2
1. (I 24 5E T A

sy | DI gy | SRR
i Bt KD KRR ZE el 2520 HEREZER | O—6 | @—@
®) HEEZ®
TE=4NH -2.30% 0. 15% -1. 29% 0. 13% -1.01% 0. 02%
H 34 & FHAE
&ﬁgééiz; 2. 30% 0. 14% 1. 26% 0. 13% ~1.04% | 0.01%
2. T8 22— E 5 C:
ey | DI gy | STERE
B KD KRRtz T HEURL %5 AR O—-B |@—®
2% 26 :
®) HEE®
=4 H -2.50% 0. 15% -1.29% 0. 13% -1.21% 0. 02%
HEESER L
i&gééiz; 2. 500% 0. 15% 1. 26% 0. 13% ~1.24% | 0.02%

3.2.2 BESAFAEBURESHIATHPEN K ERRF) LIS RS R A A s

RBFHI LR

T 22— P UG 7 BRI B 2 &
5 22 5 B [ A A SRAR B3R T3 B 1K 3R 5 Ml 5 B v At 36 ) g S 3500 EL T
(2016 4= 9 H 29 HZ 2016 4F 12 A 31 H)

1, I 2R T A

| — et — e A AR AL EE — EfI0EE

1.00%

R i
- 1. 00% \\_/_'-.\ —
-2, 0% L\“;:tﬁjfgf
-3, 00% ‘..___..-"‘f
-4, 0% ' ' ' ' ' ' ' '

075 mﬁ;m; 6 m!;’a 167 “'-?im 6 ”E}fg 6, m;‘n 6y, ‘r?:r;r; 6; f;_éﬂl I J,m?;ﬂ; 615 !ja i6 ‘t?fﬂ,.' 61224




ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

2+ T A —FE I C
| — BT — e A RCHEERE — BT

1.00%
0. 0% ﬁ_—_‘k

- 1. 00% ‘hﬁ‘_“u,a—-“Hf\\ i
—2. 0% \Lﬁ\\“' KNH\ “f,.dff

e
-3, 00% _“\\H\,\H,,,ﬁf—-”

_q. I:II:% 1 1 1 1 1 1 1 1
fin. ip, ip. s SAMp. i, . 20 . M, E0ia
Y6092 1610, 1102, Blig; Cligg B11sy Blizs Bl2gs 6l2py Bizay (l2zg

]

T ARGEFT 2016 49 H 29 HAM. AR eNREGRME, BREGREMZH
6 AW MR RAG RIS AREEFE 5% (=) RRERBIKARLE. fER
WA AT B A AE B

3.2.3 HESSRAMURESFFFEEKERELS RS LR R R T
B
[ 22— B e DT I o RIE TR B B <
H 28 A R A BARIFE G KR 5 S I s R A AL X L ]
1o (I 22— £EE T A

| m T RAR AR RR g SRR
0. 00%
~1..00%
=2.00%
=3.00%

2. T — R I C

| R RO KRR g WSEHER KR ]
0. 00%
—1.00%
—2. 00%
-3. 00%

3.3 TEZFRHESKFESEER
T



!

HHEE S

. BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

M

§4 BHAMRE

4.1 ZE&BEANRESLEFMN
4.1.1 ZEEEARLEHEESHER

I R SE A R A TR P EAN M E RS AR ESEEATZ —. CNER
& s 7 R ay. RS UM E RIS " o BE 2016 4F
12 A 31 H, FRHEESARILER 164 RAFMIE4S, HZ2eEELREESHELE
FRE R A LRI S, AR ANMIAEEIR T, LT M 6250 1270 AR,
Hrp A SRS IE 3760 140 NIRRT, RIM/M40@ 781 {Gou AR, J2 B e R E %~
ISR KRS AR 2 —, FREE RS EHUBTE R b & 5 H

1. E&h5;

HRHRAIITIE S R ST A 0 Gt , BUE 2016 4E4EAR, [T 94 . (%5
FFED AL — IS S 5 K4 . KRR ERIZEET 1/2 M7= 3tE
60 2 (FahMaE 17 W, figz 16 X, #5820 2, 8H3 N, QDITHEE4 ) , 4
64%; HEGTEHT 1/3 FI= St 45 1, 29 48%; HEAHT 1/4 B= il 34 1, &4
36%. I HE T % 287 h A R IR 0 A JE AT LT A

ARG, RS E S ETF (D 28) S DIRIFE G K2 19. 10%, 7E[F2E 8 RHEA 5

ECTT, K HIbRHEG T B A B, RO e A5 5, AR DIORRE 1
KH )y 6.54%, TEMIZE 61 R HE4A 5 2; MG A6 (A2 , SFEDSRRE K
HONA.23%, EFRZEFHEAEE 45 PEIREGHFIES, M 2B (A2 5F
DISRAHEIG K Z N 2. 02%, ERIZE 66 RHARLH 1 Ml fis A e 1, Hafe il
i (A SELSRIPERK RN 2.31%, fEFRRHELRET 1/3; RMmnELE, 1§
I A IR TR A DKAFHE G KA 3. 03%,  [F)38 194 JHFE 5 6.

QDIT %4, 1HETARE 500ETF A-4F DR FE I K% 18, 34%, [FIZRHEL AT 1/4. 19T
TN S B 755 (QDIT) A4E LLRIFE I K% 14, 43%, FZEHEL S 3.

2« HAhKFAH

2016 ©F 12 H 27 H, 2016 RUBTEARIES G VB 2016 WU MALLE MM 2447,
(LAINER P 7 e 5 SR L AR S W I AT

2016 £ 12 H 13 H, HHEZLERES “2016 FHHUEPEMS S FES

8



=|EHEE

E— BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

BRI Is " I RET, NI G ORER “2016 SIS S /) il B LR

2016 4% 12 H 9 H, fEUEZFHREHH “B+ ZjahEiEzmigEs” B, En
HETR MR EIES T “2016 FEBREREATEE B .

2016 4F 12 H 8 H, <@ 5k 3= J0 008 a & G Gt [ bRt iz 56 T fm R 5t

“COTirRE ERERRIL, ARG SR “2016 RS AL .

2016 £ 12 A 6 H, 2ERSREESI RS RAMASE, HEBOAEARFEZRE
HGEHER R E RN —.

2016 £ 12 H 1 H, H (EFMEM) FIr0) “2015-2016 FFEM R KGRl s ”
TEP 2875, TR 4 PR SR ¢ bR ] g SRR #L E ATRA 2L

2016 ¢ 11 H 25 H, HALRICER B M7 amiR. B— S I
2016 4 (3 @) CFAC HEERFESERE I, I S FRmE “FRREESA
CIPNE S

2016 4F 11 H 23 H, HFRMEEIrH “2016 FriR RGP BRI " L5128
i1, “2016 HE (i) BARFIERI LR A TG S RmMe. R SR “2016 & A
HIERMEHEE AT« eSS BRI “2016 REMFEGEE” . 3K

“2016 fRAE QDIT FE& 4”7 o AJEBURFIE RS N L S ILHT R =T0R, BN B
ZIMAFRE AT Z—.

2016 4F 11 H 17 H, @ERIEGSNHRGEEA 2016 RS 1E FIZAT,
TNy B 3 RBATRAR “ TR RS AL IR, 2RI T KW ORIk %5 ok 53
RF TN, AT 5 N, EREVEAEH 2015 42 5 PRI Z 2T,

2016 %E 9 H 7 H, B Jm&iM Rl v 5 8 iR In B 2016 FE R IR
B IAL b, I B AR T AR TR R e BT SCRER DU SRR R
RS S S A 8 A P R B R T PR ITUR 2

2016 4 8 H 5 H, Hi 21 HHLEZFFHRIE T/ “2016 FREEH LI “EIN
2 ZHIAL b, 253K 2016 LRSS IRAE S AT R 2016 A HIPE R
R 2016 4F ABS s HSL /AR (R BA) =IRK.

2016 -6 H 24 H, M7 HIMEIPR—F—F “SHR” HITeRERI0F
WIEIERE, RIS EHKIKOLERE  “2016 BH &S IERF R, K

BB BNERIR “2016 By ERlE RSN 5.
9



!

HHEE S

E— BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

!
I

s EESHR. FLMWERE. BINTBUT SR ERESE L« E
HURI BT 2 BB 5 B PRl i 7 2016 46 5 13 HAETR28AT o 1IN T35 P
AT “ IR RRA - A B R 3

2016 /£ 5 H 10 H, H FIEFIEFFREIAE 2016 o [H B G Vg 2 B8+ = g “ &5k
7 WAL MALTE FiAs Ty, 1R RS OEIR 2015 SERE SIS - R RR IR &4
AT KE,

2016 44 A 15 H, i E BG4 I 58 = i v B B S b e 4R 30y ik 4R e, 19
I B A BT B e AP = I R S A I GRS A
B,

2016 4F 3 H 27 H, BT =mhEEES & mn, e 7S
“CHRETR” B BB SF RS AT K,

2016 453 H 15 H, HBHIESFIM0 ¢ “Bhik HLE” 315 PWE—— B H A
FIRZFR . HEEWE N VRIS H AT e, 185 S5 KO E T “#
RH BRI ARG MENY)” , W EikmEE A,

2016 £ 1 A 18 H, KAXIEFHM “2015 HEZESR A" L, #H AN RK
(050014) K3k 2015 “HZHRGIH B EZREE” ¥, W 2F 18 M HE it (160515)
3K 2015 “ kR R R R RS K

2016 £ 1 H 15 H, 2016 FFEeRIEIM QI 5K BIIZEE N “ S Kk
FERUEE SR, T S POPAEE SRR . B IR, K “fFeE 3k
B BT Rt
4.1.2 BEEH (BESLIE/NMD RESEHEPEFEN

=

RN SR S 2 .
i % (BhE) W ‘Eﬁéﬂ 1
EHREH | SEH
2003 4F#SSE JE IR YIK JE
AT, WS, Kts
TAE. 2009 £ 1 H XN
[ 7 5 2 A 3 NI S B AR A A .
e MEEBHAK | 2016-09- B Lo AR E SR R R
AOSYIANE 5 29 ' BRI Y
23 30 RIGHHE G A R,
[ 2 WAL B A T T 4 e T A 4%
PRI IR R T T
W 1R 5 R —4F

10



!

nil

i

HHEE S

. BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

SEWIR G A
LT S N LA DR R
aififii et A E Al
mifiir k. A SR Al
itk I RA
I, TR AR
. MR EAif RS
G, RIS
A fifirr it &, 1
N U e SN LI
ke fifirrk e, %
RRAGU IR I 220
S i 5 SR M52 2 < A 0
B, DU E W
B B A P 0 A M S I
HAF RS

RIS SO0 37 5 B S A it 2
EN RN I T SN
T 225 18 A H g Tt

& ERRE AR
AR TR e SN
I 221 18 AN H 2 Tt 4
T 2228 18 A H g Tt

& ERAR AR
i fifir it &, 1H
I 22 18 N E I itk e
I R aififirr ik &, 1H
I 224h 6 A I i<

R &, 1
AL ek & T
2R 18 N H EIT ik &

AL aifi ek &, 1
I AR AL i foe o ik . TN
MELiffiri e, %
SRAG IR G 1B 22
—HEEIEE . E A
aufifii et Al
il gk, N 22Ul

18 4> e T it B 4 3 &

72,
2011 FE % 2014 FEAEHFIEIIF
e R | 2016-09- B - %%Iﬁao 2014 4£ 3 H A
2T 29 ' T IS AR AR, B

A ] WAL 2 4 v A 5 5

11




!

HHEE S

E— BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

!
I

| | | | B |
Vi RIRAEERE. BRI THRAR A 4 A SN BR 0A 4 F IS o U ML B A S0

MATAE 2 GIEFRA AL N A SRS B %) BIAHRALE -
4. 2 B NRE N AR E ST M5 H O Ui B

FEARME AN, AESEHNHEME T Che NRICENE SRR 5 SE) &
HR TSN . AR B3 GG FAHARA GE LM RE, ARG WS )
PR T, BUET . BUE TAES M RN B AE R E 5877, NI N R ER
KM AREMN, EERFEEHFGHREAMBESERMNE, BAMFEES
FA NFIZEIAT A
4.3 B NXRE AL 5 1B E I A
4.3.1 A3 5 BRI 5 %

WE N, Wi GEFREESEHA A A5 ERITEL) FIHRER,
AFE—PEET (N PESHERGIE) , W Ra RN THEEW T, 50—
i e i R i 28 2 I e W R SRR I AT A8 & IR AR, i R P A B3R
AL S BEAT T VRARRITE, RIS I I SR AL SR S AT DA B LA SR R A ) AT A
EHPAFHRTAE
4.3.2 AFRGH BERPATELR

WAEEAN, AESEINEPAT T GEHFREESEIA A AP 56 E S
I A E ) A AT 5 AH R
4.3.3 FHEZEHIT ALY

WA W R RINATE SR T Z TN
4. 4 BHANRE N E SR R AL SR I Ui B
4. 4. 1 MEHAE SR B RIEFIZLE T

2016 FREFFR T HA T T HORMEEERIBE), 4T 15 F )R A B 6 S 1
K&K, GiFlingts b7, ATFELZE, EEHBEwn, FERAIUHZE KA
ke 7 —ECRIREE I AT, BRKATERAQN TENKHR. EHEANUFEEZ G, i
FFHT ARG TR NMT 5 RE BT, 10 H NARLK, 325047 08 Bk by
Wk, RERGTIR T REE . HRAT 22 HNIBE[R] A% [a] A0 [ £57 391 B 200 B RS mi, {397 17 3 th
DURIZA R B . MU aE % EATIREER, 2016 fEA4F 1-3 Efigr FAT L 30BP, 5-10 4
Rt FAT 10BP, 20-30 FERERARE-. MIRELERE, TSI E FR4 ik 1. 48%,

12

el



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

5 i £ ok 2. 35%, Sxmbfiie% LK 0. 71%, AL AR4E%E Lk 2. 46%.

2016 FFLE, AEEEHMAL, FHEE, BHaEAM, IE FERREEH.

AAE LIRS KT A% 1033, HSARIL IR B KB R, 31X — REE R b
AT e AR AT, 1T B IR A 1 Tk SRR R 22 RS R 22 R4 31 7 AR T
b AT SR BRI, TR st aa Wi, BRI ZE RIS A 2 XOT R
[, AEeATTREE, MahEIRE R FEEE, AT GE .
4. 4. 2 MEHAANESHV SR

B 2016 4F 12 H 31 H, AREEHEUFEN 0.977 Ju, RithEuEN 0. 975 Jt,
AP A AR K A2, 30%, C RAHEIG KA N-2.50%, [FIHAML S EEHEk IE -
1. 26%.
4.5 BEANXNEMZG EFTHIATWES MR ERE

AR, RATEATAFIR R — R B M EL, TERATEAAFEER T, S HN LA
TN TENI SAERAEZ L FT R, B RS o L . I —4E0k,  SRAT KA i R e <7 AE
2.25%, SEKBEBERGFEMAGT, HATZRIMIGHFLHRE T (HEELT
A%, ST EATAF TR R TR BEE ST SR E AL IHESD, AR
WATHE, R A 2T R LR AT

BT 5 Z B SATEATAF I O FRAIAL, A 11 AT 12 B ATF T iR E
AT BARAL JAT EALFF IR0

KRG, &5 Mg, HT &5k rFr6is AN, friiaflx
A AT, BAVRFEGF T KA R AR, X T Rm AR . (A5
ML FR BN O R, WA S, 2N BERILM BN ST« 557
HR BTG A MRS, S5 AR AN S mb AL AR RS 0T, BB B B MIBUE 1
BN T Rl A CRRAETEAL” AV PR R E YRR, SR
“TRMTT” o FEEIN AL BITTIRAR BA I ENME, (B EL R Itk s 5
FARAE , IAh M U 5 19 3 78 2 ORI, SRR 22 AME F R ZE SR AR AE B35 1
AT A ME SERR AN I AR B 7 A R, IIRRA ZEAME R E BRI R E B A,
i A 2 AR e 1 2 48 bR

A G A E TR B R BB, IR EARFFEIE R, RSk R A
BATATERAE SRS, SR Tisp AR sy, i A MR sl 2t . 7E P IESE b, KA
BEFREER, AIEATEE HRR

13



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

4.6 BEANEARAEGKRRBEZ TIERR

WG, AREE NN E B ™8 B 5 A SRR T M A,
FE 583 PN AR I BEMIURE T A (RO IR, HESN PO 2 A4 S AT 1R P38 I PO v S5 sl e i
SRR ISEMA R 2EEHN GRS, B, EifRaE. LR Esr
o SR IUEIL, S ot SO R ER Ot vE SR O . 24 Wl I SR B0 o ] <
IR AN AR S N 2 2 e AT & RS MR L AT &, R R R A
SRS N IE I A E B2, el AR =S, S AT H R
Rzt

2016 £F, o mRPEinamg. BMBHUE, flE. BITMEE T (R Mgk
SHBUEEBIE) (N RS E U B E AT M) (R 2R e U 1T
NS BRAE T (R SRS mahtE RS BRI RE)  CORERAZ Z E LANED
(CZGERATL B EHFIE) o (I ETF S X EHIE) CE L R
TAEFMDY « OF kel 55 ) &5 BEAURE T S . e IR 7 % A5
B R CRBTE BN DA RSB 1 I P SC B N AR B A R
AWrEE “HNEPRREEAR” « “MNRRRISGF RS FEHT G, N
T aFEITIE A BHE R AR SIS /EI XS S TR R e AT g 5 e fy
BrE i iET, RVE RS LS, IR GEFHRRAEE M EE I NE) M
A BN AR, R TR A S R, P IR B R
TAE,
4.7 BE NGNS ERF S F I3

ANHe B BN DR EE G AR SR EE AN & R A RUE,  fRIE
EHMEN AT B, AR ARIA R, BT TN 2 e BT IR Al
&Rz (LMWK “fiERRA=" D, e 7 MEBCRASERF . SER R
AHEEFZEMESLH, BEK, SRR, TR asi N XEE ST
BERM DT NE R AR, HEa B F N EAS 5 ER AR TE, KA ERZNE
B 2R A2 A VPAL A B R . A ER il AT 5 L B TARZ 7, H
& REFR 2BV EAERE 7, BAA LS M. ER R EEAH
A RERSAER AT G #TE 4. ARHEBCRIEF: TR 55
FREAT (L A BCRARE 7 1 — B0 s DO A (EBOR AR PP AT PP 55

Z H5HERERN & T ICUFAR S E AT MM FE S . 88 ARYEERNE

14

S

0



!

HHEE S

E— BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

L
I

PREEROS e At E S HETH B AT B 0, B U, FEERAT A TR EOREE
SEEAEAE LSRR, B AR AR BUE . SIS T R
KM IR EARR . Bk LS BN E AR RS 2R IR Ry . EidZ 5hE
PRE S5 Z NI ANAFAEAEAT B 2 R

AR GEIEANCS P REGEICAFARTUEAFEF RS hHIRLER
P HRAT 18] [F) b T 32558 5 (R 5057 b Al ) A (B K0
4.8 BEANNREH AR SAE I EH A3

ez o FC SR e A A SRIE A BN B I 55 2%, 1T C SRIE B Ak
W5 9, A5 2 A B 6 LK) a] (A ) ORI AT BT AN R AR R — 2R i
TG A RS RN AR 2B K wid: Bla 405 200 R,
BB L 2D BRI G 200 B S AR RS ) B g A Bt AT B AR Bt (Z0R)
FHLBEAZ R IR D HEESMHHEA NI A SR C RS M LA R K
DT HREEALSE, AR EBOAE 2 B  R I AL.

AR AR SRR AN B & R A9 2R AR A SE G (0 SE i R R oL, ARSI A
B ARIATIR R 70 B o
4. R E WA EEAN AR STFE NBERESFH #HERE R HHA

o

§ 5 FEAME

5.1 MEHAXESTEE NERTEHLEH
AR, P AT IRAT IR A IR A FHEAR S S FTE SRS, MREsT T E
FREEER) « EEGR. FWEDBMEAA RME, MEEBRF RS0 A
A AT, EeREURSTHEAT 108 AR 55 .
5.2 BEANMEGHNARERHIBERMTE. S#ETHHE. MEIEEFLKUHA
AR EW], AR NRE A RE . FEEGF. FBE BN HARA RHE
XPATE G M B B A ETHE . R I SCE T T VNI R A%, WA G0
BGHSAF T HREAT 7 E, ORI BN IR H IR S0 BRE A2 AT 8.
I, A KL R S 2

15



= enns

BOSERA FUNDS T 22 M — S s T U I RIE TR I BT Bk 4 2016 SRAE Rk i

5.3 FEANNAFEEMRE PUFEEFHAENRE., EHANBERRRL
AENEZHEE ARG T SR ERI . FED B W5t
WE . WEAGIHMEENE, REEZAFAMFERERECE. R IA e B

U

§ 6 B iHkE

WAk T H R F 7 (2017) 56 21584 5
T 22 A — 4 5 AT IO 05 B S5 4 U e o R R S AR -

AT TE T R AR 22 A — A IS G BUE SR R B 4 (LU TR 8 22
BRI ) M43, 4% 2016 4E 12 A 31 HHE = ffi#k. 2016 429 H
29 H (EE&AFAEMH) % 2016 4F 12 A 31 HIEMAR FFNERAFTA # A a6 GE45E)
B2 LA S 5 4 R B
6. 1 BEEXNMFRRHITME

G ) 12> 0 5145 0 5% 110 2 2 TR IS 22 Mt — 4 5 T 5 P 56 4 BN FE AT i 45 B IR

A EHE T, X ST

(1) R A2 T v I A o EIE 25 e B 28 B 4 (AR AR “Hr ENIEIE 27 )

v PENEF SR RS2 (CURRIFR « i E RSl ) R AT A S E & fo VR
FE AT SIS ARAE | M S5, A SEILA fo St

(2) Wit PATFGES D EL R A ], DUEI SRR A T PR e it
G DN
6. 2 MMt FAE

AT ST AR AESAT B i TAE AR LT SRR R R i L. A% A [
FEAME 2 E I T R PAT T AT AR H s TR A T D SR A
o R A 2 VUM ERV TE A S U, kR AP AT B T AR LUKV 28 3 2 15 AN A7 48 R
FRIRE A HARIE

B UE ARV R St d v H AR 7, ASRECE IV 55 R 4 UM 8 ) o oH RS - 9%
Ry o VAR PP B R TR 2 v T, GRS BT R BB 1R S B I 55 4R 3R O
RS (I VEA o FEREAT KR PPA IS, A 22 v 2% 18 5 0 55 4 3 4 1) A0 A S0 B4R 5%
Pz, LB IE M s T HRR T, E IR s A O R R

16



= enns

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

T TARE RPN E PR E 2 TP BOR RIS SV EAE & THl T RS B, DU

WA 55 R B AR B o
PATVE, FRATREA d T HES R 787y« &A1, NARRE TR IR G 1 5.
6.3 HitE L

AT, R 22— 5 G W 58 AR LE T 5K 5 T IR A b 2 -
VUL IV 25 3 Bk o e g7 ey v R B 2 o o [ el Blp o IR AT RO SR8 S AV
AT S SR w2 Fo R T A 2 — 4 8 P45t 2016 4 12 H 31 HAIM 5%
WA K 2016 4 9 H 29 H GEe& AR H) £ 2016 4 12 H 31 H1EHAM 2 E R
SN

WA K TE R VEM 2T
SIS B (Rp ik 8 &1k
B 5E
o o I B 5 3] VEM 2T
201743 H 24 H G /S
§ TEEMEFRR
7.1 EFERMMR
S AR R — A g B U IR AR SR T
WERIEH: 2016 £ 12 H 31 H
Az NRMe
- - AHAR
B S 2016 412 A 31 H

7O -
AT 7.4.7.1 304, 121, 539. 37
i - 11, 660, 432. 54
17 HARIE 4 156, 325. 44
T 5 R E 7.4.7.2 1, 360, 962, 436. 00
o, B EEes -

FHEWH _

g% 1, 360, 962, 436. 00

B S RRIE SRR _

17



=|EHEE

oy

== BOSERA FUNDS TR 22— 4 s T U S AR SR P 3 4 2016 R4 R

DRl K Ay _
Tt A gt = 7.4.7.3 -
SENIRE Sl 7.4.7.4 -
LSCIE F5 i K -
RESCR) JE, 7.4.7.5 14, 828, 359. 18
INAidivel -
JSLHSC FR -
186 ZE T A3 B 0 _
Hoptr 537 7.4.7.6 -
B avh 1,691, 729, 092. 53

SRR e oie ,f ff"g .
i fiit: _
I R -
28 P & Rl 67 £t -
A 4 fb A1 f5 7.4.7.3 -
St [ e 4k 8 7 K 316, 000, 000. 00
N ASHIEZ79 5K 49, 988, 866. 21
JRAH JRE [ 35 -
A HE N Fik 673, 605. 49
AR P 202, 081. 63
AT 5 IR 55 9t 59, 834. 51
RATAE 5 B H 7.4.7.7 11, 379. 01
LA Ft 2 -
JREAST ) JE 24, 320. 57
LA Il -
18 E T A3 B A7 £ -
Ho At A7 53 7.4.7.8 105, 000. 00
yilhig=a7n 367, 065, 087. 42
A E -
DIE 7.4.7.9 1, 356, 620, 632. 40
KA EeAE 7.4.7.10 -31, 956, 627. 29
BB A 1, 324, 664, 005. 11
SRR B AT 1,691, 729, 092. 53

VE: LRE#EUEH 2016 4F 12 A 31 H, EEMEFE 0. 976 76, S EURER
1, 356, 620, 632. 40 {7, Horh A BIEEMAIFE 0. 977 J6, FEESMEE 1, 235,977, 163. 92 4775
C RIS MBIFIE 0. 975 JG, FELMHUAA 120, 643, 468. 48 5.

2. AN 55402 1 S2 bR gm i 1 TR) A 2016 42 9 H 29 H GE4&&FARH) & 2016 4F 12 A 31 H1E#E .

18



ElENEs

E— BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

7.2 FER
SR A AR AT A R BUE SR T
AfER: 2016 29 H 29 H (EEAFARKH) £ 2016 £ 12 A 31 H 1L

. AR
N
WiH S 201649 A 29 H (E&E&REMB) &
2016 £ 12 A 31 H
—. A -26, 419, 999. 33
I IFSUION 13, 615, 125. 81
Hor: AFECREIRON 7.4.7.11 4,044, 416. 07
e IS ION 9,278, 271. 61
B CFRIESR A RN -
SEN IR G Rl P IN 292, 438. 13
HoAm AR I -
2. T ias (AL “=7 D -12, 349, 066. 99
Horb REREIGE 7.4.7.12 -
(G -
(e rand &l 7.4.7.13 -12, 349, 066. 99
L7 FRIE SR A -
Ditad Erasd &l -
FrA: RIS 7.4.7. 14 -
JE AL 2 7.4.7.15 -
3. A RMERES A (FREL “-
5 B 7.4.7.16 -27, 686, 058. 15
4R EE (URLL “—7 SHEF]) )
5. AN (FRLL “-7 SIEE]D

7.4.7.17 -
W: =, %H 5, 536, 627. 96
IS PN 3| 2,052, 196. 21
2. FEE® 615, 658. 84
3. HERS T 182, 375. 99
4. %A 7.4.7.18 9, 463. 02
5. FIESH 2,521, 933. 90
Horbre S [0 45 Rl B 7 S 2,521, 933. 90
6. Atk H 7.4.7.19 155, 000. 00
=, MR (TR, “- a1 956 62729

? ST P

. TR -
WO #FE GRTHbl “-” S
)

-31, 956, 627. 29

19



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

7.3 FAENG (BEE&HE TR
SR R TR G AU SR I B L
AW 2016 429 H 29 H (Ee&FRAEXHE) £ 2016 4F 12 H 31 H 1L
Hifr: ARG

A HA
e 2016 4F9 H 29 H (B&AMHEXKH) £2016412 A 31 H
St E S RAECFE iE &N AT

1, 356, 620, 632. 40 - 1, 356, 620, 632. 40

—. WAV E B A

€ TRELED)

. AW E S A

IS EZ N (K - -31, 956, 627. 29 -31, 956, 627. 29

A

= KR EMELS

PR AR I (AR B AL

GH{ERDLL “=7 5

HHD

Hor: 1. B4 HIE®R - - -
2. FE G B[R R - - -

VU A H 1) A B RE

A NS BRI =2 )

SHEA) A D

DL “=7 SIEE])D

F. HIRFTE E R

(41D

1, 356, 620, 632. 40 -31, 956, 627. 29 1, 324, 664, 005. 11

TR B W 55 R LR AR 7 o
A 71 E 7AW SRR N TR T ARE:

B E A F AT N VLA B FESUTERTIA: EEx S AT N I
7.4 WRMNE
7.4. 1 BREFEARFM

T 22— A AT U AR S B BT B 4 (DL AR “ A4 ) &8 [ElESR
B G4 (LURfRR “HERER 27 ) IEMFRT[2016] 1116 5 (O T#E TR 2244
—AEE WP U S5 BOE S A R IR S M I HE ) A% e, el N IR A EE A PR A AR R
(e N RIFIE AR 4 B B i) R (I 22— 41 T8 T I 2 B D S 4 T e 4
AR NRATESE. AESAHRAM, eI BES, Fayife. Hik

20



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

WAL HEANFEIAN 7 4R B IL554E 1, 356, 267, 654. 88 G, &M ALK R 211 )ifi
F55 P CRF IR R A1) B K TE R B85 (2016) 5 801 S I Bi 4Rk 5 T LABRIE. £ [t
FUE %%, (2l e DT s ML IR S & e B F) T 2016 £
9 H 29 HIERAR, &G RAMH R AHEHTN 1, 356, 620, 632. 40 473k 543 41,
HrAAW Bt A2 & 352, 977. 52 (ke iil. AR e eE AN &5 H
AIRAF, BT NP ZERUT BT IR A

ARIEEGNEWITAEE S, BReGRARH (F) B8 &I BON4 R H
RH ()i 12 A H RSB e BB IR R TAEH (G5 AT
B, FAIFRCREN EAST A TAER . A = PATAER, FARR (8 DA 4
BN 2t e

MRYE RS 22— MR B TF S s R e R e A F) A (I 2t — 4
SEWITT AR 27 BRI AR B HE A S U 5D R b EHE R 246 %, H 2016 49 H 6 H
A e SRR E H, AHE SRR 9 A AGUSCOT SR 20 0 A SR C M SR 5L 6 4 A
FERH NG FIEARSE GG BRI, ARSI G 5 it &
AR SS PRI A, FRON A IR M AR E NI FIN A G I AR
HIBBRAL, B MARSERNH  B 7 PR B IR 55 RIS & 8, FR0N C SREE 8.
A SREEGARHIA C RIE SR BB EAD, 2 TH AN B 2RI A B AN 252
B R

R4 (R NI ERE S 3R i) M (R 22— 4 5 WIT Ut 7 BIE 25
BRESREEER) MARME, ARENRGVEE VARG REFmsh vk f e T A,
BAEE NI RAT ETTRE KGR ehide. RETE. PREUTER. Mbhidk.
A fiidE IS NSRS . IR B O SR SRR B . W AL
Gy iaifi. B SCRRIESR S [RIAAERAT 52 A7 R A e i TR DL R s i el ]
UE M 2 FOVRBE AR U8 A HA [ 2 Ui 2 SUE SR ((BZ0AF & i ENIE M 2 ARSI E) o A3k
ST T ISR PUESER IR TE™, ARG T AT Gy (R0 B 58 5wl B i i 4l
AR BRAL) o AIACH AT . AT G TR B LU A T2 B 1 80%, {HLM
THBORRAE® 22, ORI EE S BRFAT AR 2, ERIITRUHRT="H « TN &
TSR G = H AR N, BB A2 EIR GRS TR0 A I e s 2130
HAE—4E AN IBUR R AR TG 0B 5%, RN, REe A% L
SUHIBRM . A AL GBI HE Sy TRZRE W E (BME)  fafluloa® x90% + 14

21



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

A AR ROR 2 (B ) x10%.

AN 55 PR B AR 4 I e 4 A P NPT B S A A BR AW T 2017 4 3 H 24 Hitt
HEARH o
7. 4. 2 £THRER SR AL

AT 4 (I 5 R R AL BEH T 2006 4 2 H 15 H L USRI R) (Al st
HENN — FEAHEIN) & TURAR S THAEIN RAR R E (LR AR “Al e dEn]” ) .
[EE R 22 A0A ) CIE S5 3R S &M B 3 XBRL BEARER 3 5 CHEBER 5 AN 4E R 25>
) v R EIESRR RS S e (BURRIFR “ i E e ) A GEZRI s 4
SUZEN S5 (I 22— AP U A S I BT B 4 B B[R] FIAE U
FARFIE 7. 4. 4 FrolR b ERE R 2w [ B Sl bl 2 AT 1B DR S o v g
GAT S5 BV E S il o
7. 4. 3 BAE NV S THAE N K FoAt A SR € H P B

AF4 2016 49 H 29 H GEEERARH) 2 2016 4 12 H 31 H 1WA &4k &
Pl o THE N A Bk, B9, SEREHN I T ACKE S 2016 4F 12 H 31 H A 55k 10
PLK 2016 4£ 9 H 29 H G4 A R4 H) 2 2016 4 12 H 31 H LA ZE R A5
GAFEA B IEHEA G
7. 4. 4 EESTTBORM &G
7.4.4. 1 &H4EE

AIEELAHEE NN 1A 1 Hi#EE 12 H 31 Hik. AW 55408 1 52 br g i 1]
[A]2y 2016 4£ 9 F 29 H GEE&&FRAEXMH) £ 2016 4 12 H 31 H.
7.4.4. 2 EKALL T

RIS HER AN T AR T
7. 4. 4. 3 SRE M-SR R 5K

(1) G2 fb B ™ ¥4 2

SSRGS T IR IAIN 73 380 DL ot E v & B AR v N 24 95 f 19 4 ik B¢
PR RISGERIG. AT HE Al R R R R . ARl (N SRR T AR 4
St e R B AR R . ARSI SR P o FON AT H A Sl K
FEA 2R

ARIE 4 H 1T AR S H R S5 B0 R P2 SC RIS AR 0 A A Ui it
& H IR TN S A SRt =, LA ROME TR HILA R ER ST A3 1

22



!

HHEE S

E— BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

L
I

BRI B S R T A S MR B AR

ARFE SR (K A G b 557 43 A RISGR I, BFEEATAE R KN IRE SR 5t ™
FOHAD R BICR IS . SSCR I FRTETG BT 3 A R [l W4 40 5] 7 B mT 7
SE MAERT A SR

(2) Sx bt i ¥ 732

SR T WA 232K BLA o v AR S TH N 24 340 26 1 6 i 471
DDA R A SR e N <l = W T Rt 1 i i | /N IR A [ e 2 M i N
FAR AR (R b B 05T o AR BE 4T (10 HLAth 465 R 47 5 60,975 JF A % 2R LA R 0T 58
7.4. 4. 4 SEFEFNESRARAFIEH N FETEME LRI

SRR P A R T AR G O R T A R — 7, %A AN B TE B
FRNHIIA. LA SRPE T HILARZ TR N S W0 25 1) S ah B 7=, UG R A 1A G
Ao B HTE N IR R s 0T ST AN R L I R BB SCRHIE SR IR R H B B
B B H 2 H R RLE, SO A RIORE o SLYSGRIRURT H At 45 i 67453 (14 AH 5558
5 BT AR TN S0

T LA o B B H IR AT N S I R i et e, AR IR A R ME T S 8t
T 0T RSGR IR At 45 Fi 7 R SEBRoR 238 325, DAIMER BRAS BEAT J5 221t o

SRR T2 — ), PULIERA: (D IEZ &R 2B &R
HREBRIZIE; (2)  ZEmsrs O, BRI SR g A LT BT X
B AR R 45 N Ty B (3) R O, BAAARE SR AR
(USRS e S G ) A e ST DN R 1L I 2 Py E T O R A 8 G 1

GRbE e b gAR, HIKIOME SRR 228, ThN S A
MR BT % A B A MRS, 2SRl iU LSS CE
BRI o kB I K T 5 S RO Z T 2520, Th N A a6
7. 4. 4.5 SRR A SRR A E R U

AT R I S 4 TR B8 7 SRR UE S5 20 T 5 U 8 A SO B B4 T A5 1 -

(1) FETETS BRI 3% 1) 4 b T 2 A% AN E H T3 28 2 I i e A il e H
A5y, ARERIEAE 5 H G G5 PR AR R A 5 KA HAIE S5 AT UL 2R IR AR S IRE S50 4%
WIERHEER), T2 5 B Imisnss 5 ks e A et

Q) FAEIEK T &R TR, WtEH B85 BiEse 5 H e @R £ T &
KA, S IR R IAT TN S BB E R R, BRI AE 5 T LA 2

23

g
=

13



=|SEEE ‘ ‘
E= BOSERA FUNDS TS 2 M —4F 8 T U 5 TR 5 4% 3 4 2016 FAE R 15
Ny IR

(3) K& T AAFEE KT Y, RHATHS 55 FEIAF B AT IR 5
RS SAE A PR R AR € A SR E. (S EBAR OIS % AR NI BB
5y W45 07 S AT T 3 28 2 P AT I A . S ISRt b AR (] F) FG At <8 T B 24 1
AR BRER R IE AR E MR S . SRR, AT R KR B A
HTimZH, BT 5 AR B GR €S S 4.

7. 4. 4. 6 SRHE RS 4R I HEAN

AREEEFA W R R AU EA NG RE T Mg ffi. SRS 1) AAH
B ORI S AU E UM A E BORIIAE R FTHAT I H 2) 38 5 007 & 4% 140
GRS, GrRbEe e S SRl G G S R EUE B LSRR AR
7.4.4.7 LS

SIS S N S RAT I AR BT S5 4 1O I B AT IR 451 2 - v 4 03 R 43 I F 4%
o H T H T RSE [ 5 S Fr) SISO 478 )y 43 i) 5 4 I A A L B R [l L H A
1
7.4. 4. 8 Mm-S

7 o~V B B G O SE I S AR S 4 o O SRR B 46 7 HR ) Bl e [ i
SRS, R BIRE [ T R B 4 B TR AN T DS DA AR o R A E L il B
(R Bo AS SISEIF- e 8 E PR ) Bl e ] 6 A AT, R g i S [l I 4, 25 P Rt
B NS (e S e L (= M 1 T T 7 R o e o e e o £l N N 7
WHAIAS, FE TIOR8 AR EATE/ (B 540)

7.4. 4.9 BN/ GRR) KIBEIAFITHE

15 55 F8 BT TEREAG 30 0 87 HCA P 42 S5 TR R 8 Bl AT 00 v B (R R 2 4T PR 7E 3 T A 0
T AR AT AR ARG A NFTARBUS 113 A A R BN .

PAA se il v & H AR BT N 2 40 2 ) e b 05 7 76 4506 S 1R 2 Fo (6 32 50 7l
WA MBS e TAAER, HAENR 5106 S8 5 1) Z 8N i
TAR, HorELEE A S AR A a6 4G (0 A SU A R TR B A

RIS IHE A BRI A R RO S bR 28k T, SEbrfl ik 5 ARk 7
FEUNE B AT
7.4.4.10 FHRBIANTHE

AT E BRI B 9l AV 5 IR 55 9l 75 2l FH IR 5 B 1) 4% 3 5 [R) 20 5 1) 3l
24



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

M HIEZE H A

FoAth B S BTE S UITRL B B RE SO HZ SRR AR T B, SERRAIRGE 5 H L
TR BUNINE BRI

7.4. 4. 11 &R DB BUER
ARG —RNE S ER RSN . ARSI SEA D0, HEE
I
573

TR AEAT PR A BT o 5 R R A0 BRI T 1 R SEBR 0 N IR AL, B RS SEmal A4
I A S A B DA S e G B0U5E 5 7 AR R AR SR I G 5, DU A T 4t 20 TR ) ) 46 43
DA AR S BE AN i SR s A AR R S ORI 1 R SEBER 4 A S A, R
A3 TR ) R A SR A B R, RIS 0 40 FH S A SE B 0 42 0

2 H G ML L S T2 AR BH MFTH E B H
7.4.4.12 530

RIS VNN RGN . R, IR RN R IE I e 28 i, LAEE
3 3B R B A A 1 4T B R 2 S R

B YR TR AT 4 P TR I 2 R B AR A AL 2 (1) R A R 7E H
WA RO . KA (2) ARFE SRS EE N RR S @ WIVEA IZ AL R A s
AR, ChYuE ) A E TR VPO Ss  (3) AN 4 RS HUAF AL G 4 (R S5 TR0
ZE RIS EEATRKTHER . RPN ZE 53 BB 2 GERHIE,
I B R — AT, WA IHA—AEE S,

RIS HAT— N —EE 0 iRiElE, AHREWRESBER.
7.4. 4. 13 HA BE P THBURMSTH

AR A 25 45 (1 A B D A o [ E M 2 R VP IR S AT A (B S 55 B A, AR & o
AR 28552 25 15 5 1147 2 oA AL BRF SR P PR A 8 7532 B L DR B B n

(1 ERATRIENE %5 5 B 5, AR B ERE S 2 E 21152 [2007]21 5
CORTUE T F 5 J S PAT <AV 22 TR I >k AR Ml 55 B A AR T H A A D S T30 1 3 )
KA AR T A ME . ARTESFA AT I [R5 5 55 1 DG 2 B Al
i, FARAGERA, SHO SR R E g d 45 5 IR ST A " A ig gt

(2) STTEUESAZE 5 fir b 7 SR R Lk (R 8] s A it bk (RT3 45t 25 . ] A8 5t 05
Ao BRI TR G IR bR AL, IR IERR O BR A FARYE (b RIS #5 9 e ol W 2

|

25



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

MBS AR NG T 2015 48 1 212 [ 5 W ot b A A Al A AL BEARHE) PPl SL S 44 A f5t
FPAGTE A5 R 2 et

7. 4.5 U BORMETHE TR E AR EHRE IER B8

7.4.5. 1 THBURZRRE KU B

T

7.4.5. 2 &THETHR BRI
T

7.4.5.3 ZEEIERUH
T

7. 4.6 Bilj

MRS . B R BS S RIFL [2004]178 5 (WMEGES. E KBS R K TAE 5
FRSBUEBCEI@EZY « WMHL[2008]1 5 (ST kA3 FL 3 Tt BEBUR P %1 )
v ABE[2012]85 5 (TS b T A F R L0R) 22 B N BT S BLBUR A 5% ) @ 1 18
K1)« MALL2015]101 5 (ST 1T ] R0 2 AL AN N TS BB SR AT O ) 1 1 J
Ky WALL2016]36 5 (ST A E M ASUERE AR AR E ) WA
[2016]46 5 (LT 3E—0 BIMA A THHHEST & SO i R SRl A RBOR @A W8
(2016170 5 (O&T & RUHLAL [F) AR R A5 1 (E BLBOR A Fe @A) e HARAH DG Bl v 31
MISES5AE, FERIFIRT

(1) X iF 5 $5 8 56 4 A N8 FH B 4 L e M A L O S AE RS BB, Sk [ 5%
H 7 BUR it LA K it R ME AT R AR RN TR S i SR

(2) X B4 IAEZ3 T 3 R B ION , BLHE SESL B M ZE MO, 2RI RLR IR
NJHARBON AR T8 .

(3) X F G A I AL A5 25 RSN, IS R R AT 053 95 10 i M 7 i) 25 4 S AR RS
ARG 20% 5> NPT 4385t
7.4. 7T EEMSHREE KU

7.4.7.1 BATHEEK
A NRM
ZN PN
T3
nH 2016 4F 12 A 31 H
AR 54,121, 539. 37
TE W 250, 000, 000. 00

26



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR
Hodr: FEAER 1 ANH A -
FHR 1-3 1 H -
AR 3 M AL E 250, 000, 000. 00

&1t 304, 121, 539. 37

7.4.7.2 X G HEEME =

A AR
AR
15 H 2016 4F 12 A 31 H
A PR KN IHHEZES)

ey

RIS

Y

Lo i 556, 992, 558. 95 540, 056, 436. 00 -16, 936, 122. 95
fiid | RATH T 831, 655, 935. 20 820, 906, 000. 00 -10, 749, 935. 20
&t 1, 388, 648, 494. 15 1, 360, 962, 436. 00 -27, 686, 058. 15
BE 7 CHFUESF - - -
& - - -
HoAth - - -
it 1, 388, 648, 494. 15 1, 360, 962, 436. 00 -27, 686, 058. 15

7.4.7. 3 fTE SRR /SR

TR

7.4.7. 4 EANRE S

7.4.7. 4. 1 FTENRESBE = AR R

TR

7.4.7. 4. 2 BiR W Ri BIEAL 5 BB i

TAH
7.4.7.5 NMFH B

Hfz: NRHIT

i H

ARHAER
2016 4£ 12 A 31 H

32 AL A A S

4, 029. 05

52 YA E A A S

567, 361. 09

2 YA A A S

32 B A LS,

5, 771.92

Y 5 LS

14, 251, 119. 79

ISR N IR B UE 27 ) S

O AT HH KRS,

IS B < B AR A 2

27



=|EHEE

== BOSERA FUNDS

TR 22 A4 5 T I o7 BLIE T 4%

% L4 2016 FFAEEIR S

Aty 77.33
&t 14, 828, 359. 18
7.4.7. 6 HAhHEr=
ToRE
7.4.1.7 NN SRH
A, NRmoo
5 AWK
2016 £ 12 A 31 H
< oy B i 3 AT 22 5 3 .
AT IE) T 39 RLAT 22 5 3 11, 379. 01
&t 11, 379. 01
7.4.7.8 HAffk
Az, NRMot
AR
i
e 2016 4F 12 A 31 H
A 557 7 A8 2 B TG DR IE 4 -
A+ T [A] 9 |
LA R A R -
T 9% H 105, 000. 00
Eann 105, 000. 00
7.4.7.9 Sz SE

TR 22 Al — 4 Tt A

EHEAL: NRMT

A
T H 20164F9 H29H (FEEEFRAEMH) £2016512H31H
F A K THI 4 %0
HEHFAEMH 1, 235,977, 163. 92 1, 235,977, 163. 92

A

AR (BL “=7 S

AR

1, 235,977, 163. 92

1, 235,977, 163. 92

TR 22— I C

EHAL: NRMT

AHA
I H 20164F9 H29H (4 EFAEMH) £2016512HA31H
FH A0 K THI 4 %00
HEEHFAMH 120, 643, 468. 48 120, 643, 468. 48

AT

AW E (BL“-7 538D

AR

120, 643, 468. 48

120, 643, 468. 48

28



=|EHEE

== BOSERA FUNDS

nil

TS 22— e BTG 2 B 7 B B 4 2016 ARAF R i

F: L

PR 5 S MO 0 O ] 5 e 47 0
2. AEEH20164E9 H 6 HZE 2016 49 H 26 HIEMIRIATF K&,

AT BAHNE T &

1, 356, 267, 654. 88 Jt; RHE (I L — g TP R ALE R B L S M AR B A ) IFLE,

AT VST S A B G = A RS RON 352, 977. 52 JLfEARRE S AL G, EN

352, 977. 52 R A G E, RINFESMEFRE NKF
3. ARHE (R — e BT G B R S RSB TR 1 (TR 22— 48 8 WITT T

B BUEA R RSV AT PAHHE, BESEFRAESHE (BFEESERERH) 83

—ANIFBORg Rz HRHie CBFEZED 12 MARERKN, RESRIEMEEREN, Eeh

BREA NGRS G BE[RI AR 45

7.4.7.10 R4 EFE
TR 22 Al — 4 Tt A

Bhr: AR
B gE| CL S 4y A SEPLER 4 RATCANE G
REEAFRAMH - - -
A IR -3, 725, 256. 11 -25,225,919.22 |  —28,951, 175. 33
KIS R 5y =
BIIEA j j }
Hodp: B - - -
B[ - - -
AHA B4 B - - -
AIRAR -3, 725, 256. 11 -25,225,919.22 | —28,951, 175. 33
T 2 M —4F 8 i C
hr: Nt
TiH CL S 4y A SZHLER 4 KA ECANE A
R4 - - -
A HAF -545, 313. 03 -2, 460, 138. 93 -3, 005, 451. 96
A IAEE S B 5 7 HE )
BETIEA } } }
Hop: F4 s - - -
H 48R 3K - - -
AHA o B R - - -
AR -545, 313. 03 -2, 460, 138. 93 -3, 005, 451. 96
7.4.7.11 FEHAEHA
bz AR
N
i H 2016 49 H 29 H (RE&AFEAMH) % 2016 4F 12 A 31 Hi1EH
I
TR SN 82, 361. 03
S WA AR BN 3,908, 472. 20

29



!

HHEE S

!
I

E— BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR
HoAth A7 2R S U _
SER AT SR BN 53, 142. 12
HAth 440. 72
&1t 4,044, 416. 07
7.4.7. 12 REHHERAE
TR A E .
7.4.7. 13 FRBEBHHEPE
7.4.7.13. 1 B EWER I B R
Bpr: NRMo
AHA
Wi H 20164F9H29H (FEARIAERNH) £20164F12H
31H 1k HAa]
IR s —— L dr (eI K fit 12,349, 066. 99
FEIHA A ZUN e
R T 28— [l ZE MU -
R S ——H I Z MR -
ann -12, 349, 066. 99
7.4.7.13. 2 RFRFE W E —FLZHEHEMBRAN
Bpr: NRMo
AHA
i H 20169 H29H (& EFAEMH) £20164E12H
31H 1k HAa]
SEH SR (R R 20 ) As S
i 725, 490, 240. 55
M SRR (R KA 20 ) & To5 982 577 81
A AR T
Pol: SEYSCR) S e 12, 556, 729. 73
SESE IR ZE IR -12, 349, 066. 99
7.4. 7. 14 frAE T Hiks
To R A H
7.4.7. 15 SRS
To R A A
7.4.7.16 AR EZZK R
Hhr: NRMt
H
T H 4 7 ~ ?ﬁ \
20164E9H29H (FEEARARH) E20164E12H 31 H 1L A
1. &8 Gy MG s re -27, 686, 058. 15
—— PR -

30




= enns

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR
— R -27, 686, 058. 15
—— R SRR R -
— R -
— &R -
——HAh -
2. {1 T A -
——BUEF -
3. HAh -
ann -27, 686, 058. 15
7.4.7. 17 4N
To KA A
7.4.7. 18 X 5% H
Bhr: NRMt
BiH A
; 20164E9H29H (EEEFAERH) £20164E127 31 H 1E3E]
<E 5 AT T 3558 5 % H 1,013.02
ERAT R T 37 28 5 % H 8, 450. 00
ait 9, 463. 02
7.4.7.19 HAb#HH
Bpr: ARG
S FN
> 201649 A 29 (H4 AR F20164£12H31H 1k 41
HH 2 H 80, 000. 00
15 BP = 5% 75, 000. 00
ann 155, 000. 00
7. 4. 8 LEHM. BN mRE EEFIAUHA
7.4.8. 1 EHEM
To

7.4.8. 2 WEAMRHEEW

B ERBISER/T 2016 4E 12 F 21 Haifn (e T H#dR i r e
B IR S5 S B R ) U Ri[2016]1140 5), BESRBE = hig gt fed g4
S E R NRAT g, PABTE = A BN EBINBIN, E 2016 45 F 1 HEHAT

MR BEE . HRZBSSA)m T 2017 4 1 H 6 HWAGN O T B M8 EBUECE
AR FEE R WFRL[2017]12 5), 201747 H 1 H () LA, BE-MEE
AR R A IR E BN ATy, DL P WA B ISR BIN, 4= IR IAT R E 5%
ANHERL. KB RTE 2017 4F 7 H 1 HATE & AR T R AR I E B RBAT N, RSk

31

}



HHEE S

BOSERA FUNDS

=

TS 22— e BTG 2 B 7 B B 4 2016 ARAF R i

NIGERL, ANESY; CHEVERR, OB GE ™ dhE BN LU H 4 11

{E RN AN BT R B T

AR R RSB BN BAT O I B AR B 0k

H [ SR 55 el JRy A AT g o IR BACTER S AR 5 <ol 22 AR I 55 A R At Al Hh I L FR

S IR 245 S - A
7.4. 9 REKH KRR
ST 44 FR HARKES I R
P A S T PR A ( “TEm S ) BN, FEMF BN . SR

AT A R A (PR

BN EEHEIY

HEIESR B AR A CHREIESE" ) BNIIBR
i R I B 7 BB A BR A ) TR IR
I EEBERARTUEA T SRR
KA (R A RN A TENHIBOR
FHHCESO A PR A 7 TR IR

EE R AR R S PR A W

SN AR

e A B PR AW

mmﬁwm?wm?méﬁm

AT AT

ke (Ebr) AR

P | B | B | Bl | B | B | B | B | B | B
sddbdbdididdhidlidlie

i [T
|
L
ﬂ
|2

VE: 1. PGB 5 IE EHL S
7.4.10 XM GRS 5

EAEE Tk o &ﬁ&%

7.4.10. 1 B RBEA R 5 BT 5

T
7. 4. 10. 2 REE RN
7.4.10.2. 1 E&EHRE

/ARy

hr: NRMJT

ZS

i H 20164F9H29H (&G RIAMH) 220164

12H31H 1k # ]
2 H R A R R 4 B S A A L 2,052, 196. 21
Horbre UM BN % P i 2 596, 248. 26

TE: SRR g8 TN T IR i < ) BN R T 42

EXSIEDENTE IE - 0 R 87 A WSE
FE BRI = 3T — H 2 8 B8 1§+ X 0. 60%/ 2 4E R EL

7.4.10. 2. 2 LI H

ﬁfj_A

H 2R 517 14HE 0. 60% A4 S 1H4R, B H Rt

A NRMIT

i H

A
20164F9 H29H (&4 A RAEMH) £20164E
12331 H 1 #A1A]

AR AR B e NS AT AR B 615, 658. 84
E: SO EEIEE NP 28T RFLE S u i — H 2 & %13 H 0. 18%MAES R iT4E, BH R &R

32




ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

HAE, A3 HitHEAR08:
HILE =0 — H e 515 {E X 0. 18%/ Z 4 R EL.

7.4.10.2. 3 B4R

Az ARt
AHA
AR R 4% 2 £ % 201659 H29H CGEE AR 5201641231 H1EHE
P AR AR B HE e ST AS I e AR 55 2R
R 22— A | 22— FEE TR C &1t

P RAT - 80, 463. 25 80, 463. 25

TR 3 4 - 14, 553. 33 14, 553. 33
=ann 95, 016. 58 95, 016. 58

TE: SRR ENIN C SISl 8 & IR 55 AT — H R G B13#E 0. 60% 10 4F 2 1t
$e, BHRWERSH AR, A EE RS, il RS RIS A &R B .
A IS AN B IR 55 2% . HAt A 08:

FAH AR5 S =10 H C FILE T 15 {E X 0. 60%/ HF KL

7.4.10. 3 5RBF#ATRATRIENL T B RS (8 EIW) 32 5
o

7.4.10. 4 BRETRELESHIEN

7.4.10. 4. 1 REPAESEENCHEAFT R SHRAESHHR
T

7.4.10. 4. 2 MEFARBRIESE TN Z NI HARSCER T B3t A S 15
T

7.4.10. 5 HRBTT (RE FRAT R B S 507 A R BN

Bhr: NRmMoo
A
KT 4R 2016429 H29H (& AHRAMH) F£2016512H31H 1k HAA]
AR A0 AR
P RAT 54, 121, 539. 37 82, 361. 03

W ARG INEIHEATA R S NP RATEAT IR, BT DA/ 2y R30I
7.4.10. 6 AESEAHHINS 5RET A HIEFHIHER
Tco
7.4.10. 7 FHAhSRBEAL 5 ST
Tco
7. 4. 11 FEH BB
Tco

33



= enns

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

7.4. 12 BK (2016 4F 12 A 31 H) AEEFHHREZIRILE
7.4.12. 1 BERIAGHT R /38 RAES T TR FE HRE Z RIES:

T
7.4.12. 2 IRFFE 1 E IHE ST Z R

T
7. 4. 12. 3 WIRMBIZR IE EWEAT 5 AR AT R i
7.4.12.3.1 BT R HHRZFIEEM

Teo
7.4.12.3.2 X G FmH M3 1EE M

BRI IR 2016 4F 12 7 31 Hib, ARIEEEGINFUETFZE 5 Fifi gz E G 5 %
PRSI HA TR EIE 7 3R & 316, 000, 000. 00 G, T 2017 41 H 6 HEIW]., %KL 5%
SRS NFHR EE 07, 3ZUETR 28 5 FTRUE I L3 B 2R fe . MR T 0%
[ WA AE 5y PR AR Ao
7.4. 13 &R T B RS R EH
7.4.13. 1 R EEBURMALRLEN

RIEG NGRS, PR A RS & T e i gk 4, (IR TR G B EE S
B E A Gy, BT RS /SRR PR = e AR SRR SRl TR E BN, A
BEAE H R 48 S B0 T )45 36 2 4 i T L AR S P9 JRURG: 25 B35 FH XU . i sh itk
JRUISE % T4 PRAUIS: o A 5 45 110 5 < 7 BN DS X A B ) = 22 H o G BOHRE LB XU 4%
HITERR & VG 2 A, 74+ LB B BT 8 SR EGER 0 257 LG e e v P 43 8 el g # % H

Bt
s
e
=

VEEEHNEN TEERMT, DXREEE SO, e,
B, WBERER . UKL B BT AR S0 55 8 1AL Jl i) RS i B R M AR 2R . AR 4
AR g BN R AT Gt RS i PR R A Ve, I F 2 T e o m A XU BB
XF RS B AR e e AT A ) BT AERFH S PRGN E & R &, fotiitEaw
JRUSE AR G SCAF AT HE RS — BB T RS 0], DA A S e B K PR R A XL 5
B RKMOLAT B SN, HEEWHEF T, 1A RS B 2 2 R AT ) XU
PR A0S B I W BIR AR AR DU A W) KRS B BRI B AT 15 L AT
%, FFONERE AR S S B AR SRR SR AE O B, (382 Rl AE b RS EE A 2
i AR P SEEN 55 F AR XU 7 B 70 0 B S N R 5 35 2 W) 50 8 XU B B A JBE 5 AR

34

L\-\H:



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

ARSI o w) $ 08 MRS B 5 BT8O LA, BAR A R BRI XS 2 R4 i E S
P

AN < ) i < B NG < TR A XS B P D5 9k T R L S o AT e
AT R 72 25 A0 & AU = AR R AT e 2k o ANGEPE M AT I AR B H R, S B XU 453 2 11
7R LA HH R SR KRS 45 R O ARRE o i A E B 7 AT IR L O, RS A B G i 5 58
HbwR, SiaHe st pris e T EAMEEE R R 2 iR br . AR, AW A=
AR, T XU 45 2 PR R BERTAH B B AS R L, B NPT S S 25 Aot XU AT L A
BAPEAL, R AR R, R RS i £ R RS 1R v L N o
7.4.13. 2 [ A&

5 FIRS R TR B G AE AL I RE T KA G 5 FRIBAT G A DAE,  BE B Pl Bk
TFZRAT NHDUEL) . BT RIIA A OL, SBT3 AR AL X

I o

AT 4 0 5 < B NAE A 2 R 28 5 6 T I AR IR DLREAT 1 e 0 PP A . A B
WIS ERATAE KA HE A S G T EAT TP 2T, e E R R &I 3
W RARAT B A IR A, IS ARAT A SR A5 R AN K . AN AESS 5 Pl
BEAT (52 5 221 LA BEIE 7 B0 45 5AT BR DT AE 2 7] A 5 X 7 56 IIE I3 A WSOR I 5
BLY RS AT REVEAR AN s FEARAT 8] [R) b T3 3732647 58 52 B #4906 28 5 5t P64 T 15 F PPty -0
VRS A7 AR AT BR 1) L2 H1) A S 455 FH RS o

ARBE G I G B B NGRS T F AR BRACRE ,  m s A B P ST A R
FEHIIESE AAT NS IR, HLIE TS 7 B 5088 P23 B0E XU o

AT ARG RE R L ChE AN RBATEHPREEE S ER) e
HIFRHE ST TE I
7.4.13. 2. 1 HEHERWPRII RIS

b ARt
5 5 PP ARIR
2016 4F 12 H 31 H
A-1
A-1 LR
ARV 373, 629, 000. 00
ol 373, 629, 000. 00

T RVFGER I NREDNEAF B B Rl GO A I 55 5%
7.4.13. 2. 2 R HE R PRI R GRS E

35



|§ HHEE
== BOSERA FUNDS TR 22— 4 s T U S AR SR P 3 4 2016 R4 R
Bhr: ARt
P AR
KA 1P 2016 4 12 A 31 H
AAA 263, 871, 500. 00
AA+ 351, 333, 936. 00
AA
AA-
RPN 372, 128, 000. 00
it 987, 333, 436. 00

H: RVER Bz Dy J7 BUR i -
7. 4. 13. 3 WA HE RS

TRBTE RS 2 T HE 4 7E JRAT 5 4 R 57T I S 5% BN Al 38 B8 A I XU o AR
<6 (RIRL A 1 S — 7 THI oK B T2 46y B A7 NPT B I S SRIBE [ L RE A R AR 80,
—J7 TR E T4 58 SRl BT AR 158 5y T 35 AN T R T 5K 14 728 300 PR s DR 488 9 4 i vk
TETT 3 M IR 2L B A 0 T LA B AN 46 AR 3

T SO [ 5 G (IR B 1 IR, A R (1 5 4 BN T RO P A I o AR e
(R T A [ 75 00 R A7 7 %5 s 4% SO AV 5 R, ORFF L G 4 B8 20 & v iy ] L 43k
STHZARCAC . ARG R4 ATERES SR P T BSR4, L eI
T 10 L[] RO A AR 2, ] DR TS i U S [ A 2ty Sk ey It 3 e RSy, 7 K DR
BEFA AR

X B S AR IR B I U, AR S5 (10 56 A A S Sk A S (RO EE S
BRI LR, XA BN SRR BEAT REGE I I AN 04T, B G RF G EETR
bi A TEAEI ) Y AR RS IS5 G Fa ks LA TP AREILAE J1 5 22 HOBE T R L 431 LA K
VLI 52 PR (R P 2 P LU 4 o AR E T— KA R RAT IR T AR AN o i 4 %
FEEI 10%, HAKRS 5HARES S EH N ER N RS FHREG —RKARK
AT IESF AR T A IESR 1 10%, ARG BT R R o E S ERAT R FNE T 3458 5, B
FEUESRAZ BT L, IRIMBRBRA: 7. 4. 12 v 317 A0 4 35 4 8 70 7 308 92 o 52 PR 1) S i
LI BLAN, HARBEE LA M BOER . b, AKE 4Gl it Sz [a] 16 4 il
G 7 A NI BT G RO E R R, e BIR— AN B S A R B 1 A
FOME

T2016 4F 12 H 31 H, BRI R ERE 55K AR A A 316, 000, 000. 00 THE £
—AH LA EIA B iHE GERE SR T KR) 4, A T ARSH (1 FAth 4 i 6757 1K 5 29

36



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

295 FWIH 38— H N BATHE, AT [l A # 8 (B A7 & A &) o e 21
HHATE, B E R L) AR I & 20 250 .
7.4.13. 4 TG R

T4 R 2 i 2 <5 P 45 < ik T R 2 0 (B R SR B < Jt 5 R e Ak T 4 -2 A i
PR3 (78 20 T R AR Bl PR XU, AR 2 XU o M XU R FE A A A% XU
7.4.13. 4. 1 FIRR G

R A 2 i 4 i L 1) 2 o SO YL B 52 T 3 R S AR 0 i R A U Sl P RS
) ZR AR 4 ik T RS THETG  T AR R LT S A UM R R R, HE )
) 2 24 4 i T L TR s 3T 539 D) 85 SRR 1 37 B 26 5397 5 1 B o) T A SR B i
M) FRJ RS o

A 4 ) R < N S R AR R < T s PR SR R PR sk VR AT A, Rl T
PG A B A IATETT 100 IR 238 R 1R AT 2L

AR FE G S WA T2 5 T S ARAT IR T 3758 5 100 [ s WACR el DR LB A EAH L 7))
RN
7.4.13.4. 1. 1 RIZ XK O

fhr: NRM
IR
2016 4 12 A 1A 1-5 4 54ELAE NP, &t

31H
B
BTN 304, 121, 539. 37 - - - 304, 121, 539. 37
HiHATE 11, 660, 432. 54 - - - 11, 660, 432. 54
EHARIE 4 156, 325. 44 - - - 156, 325. 44
o Ve g e 412, 087, 982. 00 398, 900, 454. 00 | 549, 974, 000. 00 -1 1,360,962, 436. 00
SR B - - - 14, 828, 359. 18 14, 828, 359. 18
JSZUAT FR R - - - - -
HoAth = - - - - _
ey =87 728, 026, 279. 35 398, 900, 454. 00 | 549, 974,000.00 | 14,828, 359. 18 | 1,691, 729, 092. 53
Uity
S A [ 4 i
e 316, 000, 000. 00 - - - 316, 000, 000. 00
A IEF3 T B - - - 49, 988, 866. 21 49, 988, 866. 21
JREASH L [ 3K - - - - -
IDZK=SE PN ] - - - 673, 605. 49 673, 605. 49

37




ElENEs

BOSERA FUNDS TR e A — 4 s P U RAIE S 3 5 4 2016 “EAEFER T
NATFEE 2 - - - 202, 081. 63 202, 081. 63
A4 B R 55 2 - - - 59, 834. 51 59, 834. 51
A 52 55 3 H - - - 11, 379. 01 11, 379. 01
A LS - - - 24, 320. 57 24, 320. 57
FoAth 7 ot - - - 105, 000. 00 105, 000. 00
il =97y 316, 000, 000. 00 - - | 51,065, 087. 42 367, 065, 087. 42
FIZEBUREGR O 412, 026, 279. 35 398, 900, 454. 00 | 549,974, 000.00 | -36, 236, 728.24 | 1, 324, 664, 005. 11

E: RAPFTRAARTEE T R AERIKENE, iR G ZRE BR 2 3 e 0 H 8081 H 21
BET LIk,
7.4.13. 4. 1. 2 T2 XU T BBUR I 247

e | BRiTS AR AN H AR T 720 R AR R AR

X AR H 4 B A
T MR (A NRMI0
g AR
2016 4F 12 A 31 H
TR R E 25 I Nz 1, 263
TR Z L TF 25 ANFE S W21, 240

7.4.13. 4. 2 ANC R

NI AN 2 8 4 i T L 1R A S04 B B SR IR 4 3t 2 R AV 28 AR By i A2 9 30 19
JRUS: o ARG ) AT B8 R it AN R oA, R TG B R M XU
7. 4.13. 4. 3 HADAHE XS

A A% AU 2 48 25 4 BT 4 i T BLI  Fo (i B S B 4 3 2 B ok T 1 01 2 A
HMICIC 2 LAAM T A0 b DR 3 AR Bl i R AR I (R s o AR B 4 BRI THIE SR 2 5 P
AT EERAT R RNE T34 58 2 5 55, BT T 0 1 JEG A A% XU SRR B /MUE 93 AT 4K
H S4B LR R F IR, 0] BERIR TIE 25 T 37 8 A U 5l [ 2 )

ARFEAIET | B N ATE R EARSE A e AT A e B i A AN TR i,
i sE AR AR R B I A RIE SR (E R GigF. 1 JRAT SR 5D FI{E A 2 [ e Ui
i RIS Z A T & LA

AN i i BB 20 G 1 4 B AR AN S XU, o AR G 155 T B3 57 LA
R T HE V™1 80%, (HNFFBORRANETRZ, ARPESHERE AR, E-RIT
BORHT =N FFBOH EFBOR ARG = A RN, RSB SZ IR Hl R .
TG P IR 4 B0 B I AE — 4 DL I BUR 6 257 AMIC T 36 4 B 1B 10 6%, 7R3 3
W, AEEGAZ LIk SRS Ak, ARSI E NG H AR S T RAA IE
SR SEH Y, IS 2P E B R ST RS R, A% VaR(Value at

38




ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

Ri sk) T br S5 A AR 3 <5 T RO VER FE AN RS XU, B IS ) S i sx JRUS: AT B R 28 11
7.4.13.4.3.1 FHABGHE RS HD
F2016 4F 12 H 31 H, AREGRFFA LSRG EH%E .
7.4.13. 4. 3. 2 FAbHrAs XU FRBURE b
T2016 42 12 H 31 H, ARIESRFEAZ A RGBT, FILkRiaF =M oNE
CER LA T S b IR 3 (R AR B0 T AR 4 B 7 1B I B K56
7.4.14 A BT EBA T & THRR HZ U K H ARSI
(1) fothE
(a) &b THA RMETHETE
N RMET LR TEINER, B A R E TR E B A EEE SR
18 T 8 IR B IR JE R L E -
B2 AHE B s R R TR RT3 LR B RN
BRI BREE— U N B AN DG B 7= B A A5 B B TSR P B
BRI AR B B AN W SN E .
(b) FFEERI LA SO (B & < R
(i) FFXEM T AL RMNE
T 2016 4 12 H 31 H, AEESFHHUARMMETTER SR TESETE 2%
RIARAN 1, 360, 962, 436. 00 7., L& TH —ZR. =R R
(i1) A RMEFTEZ R IE 1 E AR )
AT AIAREG 1 LA SO B T B (i T B M BT I8 S KR A KR
2.
(iii) H=JZRA SO E R A AL Z) 54
T
(o) FERFEE AR SEME T I G TR
T2016 4F 12 H 31 H, AFEGRFFAIEFFLEHN LA OB THE SR 5.
(d) ARAA SO E T = S T H
ANCAZS Fo B T (0 G Rl 5 7 R 47 £33 A SO URY At 4 i 7 52, LW T
MBS 2~ FRAME A ZEIR /N
(2 BRARMESS, BRI H AN S0 7 00 1 HAh

39



|§ GRS
== BOSERA FUNDS TR 22— 4 s T U S AR SR P 3 4 2016 R4 R
§ 8 BIFAAME
8.1 HIREEFH =HEHMN
SHias: ARt
A R
o 5 &% ﬁﬁﬁﬁgﬂg
1 A o $ 5% - -
Horp: BEE - -
2 Ii] 5 WL 2 $8 % 1, 360, 962, 436. 00 80. 45
Hrp: fiizr 1, 360, 962, 436. 00 80. 45
B FFUE SR - -
B IR - -
SR ATA R - -
SEN IR 4 il 7 - -
e S = IR0 00 1) S N R B 4 i B
- _ _
6 BTG H &A1 315, 781, 971. 91 18. 67
7 oA & T 55 14, 984, 684. 62 0. 89
8 &t 1,691, 729, 092. 53 100. 00

8.2 MIREATILA RIBERFHE
AT AW WIARRFFA RS
8. 3 BRI A M E S E ST E IR/ I TR B4 Bt A 41

ARG IR ARFFA SR
8. 4 ME MW B E R B H A E RS
ASH AR R AR R AT ISR

8. 5 WKL G M RIS R A&
SHRLL: AR

. - . R S e
e fie 77 i A A A 5 Holl (%)

1 EPRies _ _

P AT 2 - -

SR 59, 592, 000. 00 4. 50

Horpr: BURME SR 9,997, 000. 00 0.75

R |ADe 216, 577, 436. 00 16. 35

Al B R B 55 70, 052, 000. 00 5.29

O AR 171, 187, 000. 00 12. 92

40



!

HHEE S

. BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

M

7 AL ORI RS e f5i) _ _
8 [ Ml A 293, 580, 000. 00 22.16
9 FHofth 549, 974, 000. 00 41. 52
10 | &it 1, 360, 962, 436. 00 102. 74

8.6 FRIEA YA b H & B 15 LB K/ EERR B BT 148 27 3 R A 4
SRRAL: NIRRT

B S AGRERE
Fg TR 44K o (5K) N FE )
8 s - (L EC A8 (%)
16 = Fg AR AT
1 111680145 3,000,000 | 293, 580, 000. 00 22.16
CD005

2 140018 16 K 08 1,200,000 | 118, 668, 000. 00 8. 96
3 1605015 16 5 1 04 1,200,000 | 117, 732, 000. 00 8. 89
4 130810 16 VL5 04 1,200,000 | 116, 784, 000. 00 8. 82
5 101556024 15 % B MTNOO1 1,000, 000 | 101, 110, 000. 00 7.63

8. 7 HRIZ A Fo il 5 HE &5 7= B LU K /N EEB I BT B 7= SCRAIESS 3 58 B 4
RIE G ARG AR KRR B 7= RIS
8.8 MEHIRIZA SRMHE HHS B 13E LB K/MHEFP Rl T Rt SRR % 4
RIS ARG AR R FFH S8
8. 9 HARIZ A FoMfH o &5 7= 1E LU K /NHE I RT L2 BUIE 3 5% B 4
RIEG ARG AR KR FEH BUIE
8.10 REHRAESHF BRI T 5 EH Ui B
ARFE G ARG WK AR R 48 i 1
8. 11 R HAR AT S B 1 B B 5232 5 I 0L v B
RIE G A AR AR R H A 1L
8. 12 HHAAMEME
8.12. | MEMNESR BN TR IEFHRIT EEREHRMERTLRAE, RER
HmE HRT—ENZBIATER. LT
8. 12. 2 MEMNESRANWH T L2 BRET, BARKEHESEFH e ELEREEZ
SRR
8. 12. 3 SR FoAt & T B 7= H4
W ARG

FEE E i EH
1 FHARES 156, 325. 44
2 N URCIIE 25 175 K _

41




!

HHEE S

. BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

M

YA R) -
VA&l 14, 828, 359. 18
JREYAT R I 3 -
HoAt SR -
e 2 H -
FHoAth -
9 it 14, 984, 684. 62

8. 12. 4 HIR KA AL T e BRI ) T 5 A 25 B 40
AT AR R AR5 A AT 1 I T e 4 597
8. 12. 5 HIR AT+ & B R P AAAEREZ RIS A YA
AT A IR ARFFA R
8.12.6 HEH GG ERHAL T FHRE
EEfs ISR PN )45 P 81l RS = 1l L T = R e e

CoO | | |01 |~ |W

§ 9 REHBRFANER

9. 1 IRESMBFA N BEFFHENGH
ML 1

HE NG5
. BN | st BRI % N
L] REa0=) o ‘ —
4 G s BTV g BN
TR AL RV e 15

[ g — 4
4,191 | 294,912.23 | 200,997, 295.64 | 16.26% | 1,034,979, 868. 28 83. T4%

ST
SR 1, 874 64, 377. 52 - - 120, 643, 468. 48 100. 00%
ST : 377, , 643, 468. . 00%
ﬁﬁ‘ 6, 065 | 223, 680. 24 | 200, 997, 295. 64 14.82% | 1, 155, 623, 336. 76 85. 18%
9. 2 HiIREEEBARMIUARFTFEEARERBMN
U o A5 A K
5H gl %ﬁgﬁ B ke m e
]
i A ”
S EA AT PN o ZR IR 994. 37 0. 00%
N W 20 4R I C - -
H A —
gl 994. 37 0. 00%
9. 3 iIREEEFHEARMNVANRFEAFBRAZ S LIS EX EIFR
HiH e N e R D)

KARGRERNR . Eh | W28 EE T A -
B RIBESLRI G A [ W set e JF i -

42




ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

AT IR it -

T 22— T A -

B e e LiE S i —

4
- it -
§ 10 R ESH )
BT A
TiH TR 22 L — 5 2 FF5 A TR 22— g FF 5 C
HeEHFEAEMH (2016 9 H
29 H) H4 (A A 1, 235, 977, 163. 92 120, 643, 468. 48
e EGREMHEER S R
FE G i H A A - -
Ve FEE AR A R H 2 A
HA AR J5 4 ST 1] 43 40 - -
HeAFAERHEER S AR
RGP I E - -
AH A HH A AR 3 4 4 AU A 1, 235,977, 163. 92 120, 643, 468. 48
§ 11 EXFHE

11 1 EMBFRFFE AR R
ARG R AT A AR =,
11.2 ZEEEAN. E&FEEARNENERSTERITRERANERS)
AR EWRESE N B8 NLERANFHALD),
11.3 $RESEEN. &M, ZeHEWFHRFR
KARE N T MAFESETN . M EeFEE LSRR .
11. 4 EERFRBHIHE
AR YT PN AR Sk g BB SR R T
11. 585 & AT B TR 2 TS5 A ig Ot
AT B AL TR AR R RIS I R AGE TP R 2 THITE 55 A BR A " A R g
PLE TR S5 o AR I AN & NAT H T 9% 80000 T
11.6 BEAN. ITEARERREEN R ZEERLTFHRL
AN, BTN BT N SITE SR S m s BN Dk
17 5 B 5 B T IRE B B T 251 B

43



ElENEs

BOSERA FUNDS TN 220 — 4 2 WU 5 BUIE A 1 % 3 4 2016 FAE IR

11. 7 ZEMAIESF AR GHEITKA R ER
11. 7. 1 ZBE&M AR A TR 5 B Ie T R ER R R &S AHE R
LAt NRFG

o TETT] e T
‘ < Ry Ry ‘
i 44 R i
AHER g% WRAeE | mAR we | enmm|
Wi e e
B IE S 2 - _ _ ~ i

VE: ARSI T EIE A NS PR S (T B R L 5 5 I 5 41 A % Il A 3
A GEWET (2007148 9) WA FME TR, RAFEHE T 2 KIEHLE N SR
ZERIL TG, MEZRERIA T L5

U S A8 53 IR AL BRI PR L T«

(1) 2B AT R EITE, IR A, RN A BT 72

(2) AR IEEBIEF TR E R ARG, 205 ot £ 3 T 520 5 7 2,

(3) BA BRI 407 b SRR S5 R IR, USRI T A BRI 52 AE S AAT AL 2 #T B
J1, BRI, AxiHbI A FBR R RO T M AT R AT AR T IO K AT
(15 B SS s REARYE A F T B S R R, SR T TRT RS, A PR B e A A i
(RS T; RERUR A A BRI FF R, BV A5 B8 I A S At T MY 25 P FR SR B 067 110 IR 25
GIS s

2, &t A 5 A e R 2 F -

(1) A K S8 B0 ARG b 3R v o8 2 J5 il 5 6 A2 5 6 57 (ORI S 28 LA 5

(2) F= 4 85 0N RN 196t 9HIE 2520 B WU 23T s s R P
11. 7. 2 B&HM AR A 73 5 ot AT AR UES 3 B R IR 0

SRR AR

RFFAL 5 (B 5Z 5
I5 1 44 K o7 B AT 7 22 1 1R 0 R A2
FAE 4 AL SR
i E A i E A
WIEUES | 1,092, 656, 758. 95 100. 00% | 9, 874, 152, 000. 00 100. 00%
11. 8 FoAth B RHHF
7 AR 1B B FE 7 15 PR H
TR R T 3843 I 4 38 n b ek " N
1 HEWHEFRA G ARV S IR qﬂ.iﬁ;ﬁégﬁﬁ 2016-12-16
T EIE B A )
) TR Z i — R A R BAE R % 3 4 | PERESRHR. Bl 2016-09-30
REERER NS . UEFRIHR
] KT MR 2 — e R ARe LM | PERESFHR. LiREuEss 2016-09-22
S . UFEFEIHR

44



=|18E %
EEJmEMHmm PN 22— 4F & M TF U B S5 A 5 4 2016 SRR R4S
KYEN 2 —FE g mRS I AR | PEIESHR. BFIESR 2016-09-09
A e LR A o UFZRR
%?@ﬁﬁﬁ S8 HATF UG R TR S B . e
Eg N5
5 SIS IR ST A F AR AL $.$#ﬁw i 2016-09-09
Hﬁ/\ﬁb AR
T HE I 22 A — 4 S HH I U 7 TR S e . N
. _B¥EE
6 | SeEm LR IR AT ek | Rl LIRS e o
o He %I
KT R 2 —FE RSP AR SEHRAT | PERERHR. BRI 2016-09-06
T | e bt A s S S
THEI 22— I U5 5 B I P B 2 4 R B
8 YN o [EIE i 2016-09-03
THEIN 22— JH I U5 5 B I R e 2 4 R
O | s 1 EHIES R 2016-09-03
OB e 8 R PR R A B 0 I 0160001
0 iy
RIS 22 A — 4 g B U5 35 YR 5 $ 5 4t R
| o pmpns ’ S5 4R 2016-09-03
§ 12 ZE M EHF
12.1 &#BXHER

12. 1.1 o EE SR B PR T et IR 22— s DT Il e 77 B UE IR X Bt
IIpELs

m
<t

12. 1. 2 (R 22— BT U - A R R 3 S 3 & A F)D
12. 1. 3 (TR 22— 5 $ U5 37 TR 57 35 98 28 S 08 sl )

12. 1. 4 BB F MV S5 ARt AE . B LRI 2 7 TR

12. 1. 5 # 4t H 4 T e A — 4 8 BT IS 5 25 BUE 43 W B TE FR e 4R T B T 25 1
J5i F

12. 2 TG R

- N S eI

12.3 ERFTR
P P E I ) G 2R A ], AR T4 A BRI S5 B

PR BRI PG EEm, TSRS E I N RS E AR A A
[ —£R38: 95105568 (HKikifi#h)

45



!

HHEE S

M

, BOSERA FUNDS

TS 22— e BTG 2 B 7 B B 4 2016 ARAF R i

46

HNESEEARAHF
—O—+tfFE=H=++tH



