EXBRTHIHES 2016 FEEFREHE

HEEEN: BRERESEHARAH
HEFTEN: FEBITROBERAH
EHER: 201746329 H

§1 EERR

REEHANEHFES, HFERRIEARS AR R, RSV BE K,
FFEXF PRI SR R RN 2 B AR AN ) SO IR TUE . AR D il
HETAE, FHEFKELR.

EEENFEIRAT R AR A A IREA I &S FME, T 2017 4 3 A 24 A& 7 AMRE
TR SR bR HERIL. PR ECREOL. W52t . BRAaIREENE, REEZNE
AR RBOC R R SRR IR B IR -

BB BRI LRSS S B 5o RS BEAE 2R 97, (B APRIESE & — s A

BN GBI AREI . SRR, T (A HH R B Pl AT 4l ) i A
e IR AR RS SN

AAREHIA 2016 4 1 7 1 HEE 2016 4 12 /I 31 Hik.

AAE AR S B AR B0, SR E AR T VRN A, R SR AR IR



EFRRT 2016 FFEREHE

2.1 EEERBFHR

§2 E&MAN

Fe 4 44 HR St MW S

FE 4 TR St

HeE R 070008

FHeEfEr LTI R

HEEeAFABH 200543 H 18 H

REEEHA S SE AR A

EEFEE AN o EERAT A A PR A F

R IR S S A0 51, 391, 787, 549. 67 17

e AR e

IR E AN E A SR SR A FEStm B FLME
B R FE A G A 070008 070088 001812
E IR T8 HFHE G B | 22,983, 270, 416. 12 | 28, 389, 726, 271. 58 | 18, 790, 861. 97
il % h h

2.2 H&7 il A

Bt HAx JIRB M L AR I, B SRE ST LB AR e Ui

BB MG MR WL TR bR P 57 4L (R A R AT L) ) A s AR 25 57
RITEBPERFAL tR e 4L A 2R B (BBt L] AR 55 (1045 T S &%
FHORARDL SR € 25 1 U )

b & L L Bl Ja i A7 A 3

DB YA 2 5 AR AIE G A BRI Sish P 5 K RHIE -

23 HZeEFHERANMESTEEA

i H HEEEHNA HEEFEN
R SRS EH AR A H EARAT I A R A 7]
o R ﬁ% | A B Tk
N K 2 HL U (010) 65215588 (010) 66594896
LT HBFE service@jsfund. cn fcid@bankofchina. com
PR ES HLIE 400-600-8800 95566
fE R (010) 65182266 (010) 66594942

#
[\S}
=
)LEt
=




R

X

T 2016 55 E RS W&

2.4 EREESR

R < AR R I ST BN EL I I o

http://www. jsfund. cn

I S AR % B

JEHCHEE T TAE R 8 54 KR
8 R EHARAA

§3 FEEMETEIR.

3.1 EEXTEIEMMF T

S IFERIEANE L BIE I

SEEA: AR

3. 1.
1
B2
P A
Fabr

2016 4F

2015 4E

2014 4

St

A= =

Hat

==

U

867, 559, 606. 98

697,971, 584. 46

99, 222. 46

1, 376, 276, 018.
11

606, 178, 345. 93

1,074, 803, 466
93

747, 328, 937. 01

ZalbE

867, 559, 606. 98

697,971, 584. 46

99, 222. 46

1, 376, 276, 018.
11

606, 178, 345. 93

1,074, 803, 466
93

747, 328, 937. 01

A3
1$H
Weas
%

2. 5683%

2. 8153%

1. 6803%

4. 0606%

4. 3105%

4. 9738%

5. 2249%

3.1.
2
KA
£yl
iz

2016 K

2015 R

2014 K

LEEN
R
B
1

22,983, 270, 416
.12

28, 389, 726, 271
.58

18, 790, 861
.97

47, 683, 278, 786
.03

25, 334, 668, 184
.28

33, 525, 756, 657
. 56

12, 755, 616, 789
.53

LEEN
R
(G

1.0000

1..0000

1.0000

1..0000

1..0000

1.0000

1..0000

=
=
¥
=




EFR T 2016 £S5 EREHZ

Eigis]

3.1
3 &
R
Kid
Lz

2015 K 2014 R

2016 4K

it
i
ez

47.0920% 17.9631% 1. 6803% 43. 4088% 14.7330% | — 37.8127%

9.9918%

e (1) 2012 5 12 A 13 HAZEGE BN RAT “ T 58 5L 5 M 72k G Stk e B KME 2
HEEFE. HEUUS. STEH WAS, 320124 12 A 17 Hilg, RS0 57K
A FESEBRT Bo U AT ISR SEDE T B, (R  AR AR I < 4 A SR RN T AT i e A B
(2) 2015 4£ 9 A 15 AAREEHNEAR “ RT3 LM 72k &Nt 0 B 2 ik

EHF. HEUNAS FEDBED FRRMAE 7 3 2015 5 9 7 16 HESE N E I MmHEA] .

(3) AW OB s fa 2 e AR SN . BBl e . AR (V& A e EAR S 410
BRAHC B A AR EL AWM A Cse B as N LA fe B2 s as, ARG R
PR RAERSE, B, A et EARSEE %, AR O SEBLMSC R A AR ST 1 < AR <5 5

(4) FESEBM A FESLHLM B MZEL M EEHARMHERS AR (5) AEELRFANN
W/ HERAE B3 & TR (6) H 2014 4F 6 H 16 H AR A G icak 7 Bo 42 H 45 86 43 A
BN H A A B

3.2 EeHERI

3.2.1 EEHHUHERERR RS RS B it

3 SEBLT A

O wyaes | AgateEr | AhgEHRiE
)\ 2. = Y72y 320 Ry7a3 EYN =
12 KOs WS RER | AR | RS FR ORIE) @-®
M=) ES6) HEEZ®
HE=AH | 0.5928% | 0.0007% | 0.0881% 0. 0000% 0. 5047% 0. 0007%
FEANNH | 1.1863% | 0.0005% | 0. 1763% 0. 0000% 1. 0100% 0. 0005%
it 4 2.5683% | 0.0014% | 0.3510% 0. 0000% 2.2173% 0. 0014%
A= | 12.0420% | 0.0043% 1. 0546% 0. 0000% 10. 9874% 0. 0043%
HERESE | 21.5280% | 0.0042% 1. 8344% 0. 0001% 19. 6936% 0. 0041%
HE 4 A
kg A | AT-0920% | 0.0077% | 9.7441% 0. 0020% 37. 3479% 0. 0057%
45
BB
BB WEEE | s | g | kg O-® @-®

o4 U1 35 ;W




ERG T 2016 FF FMEHE

Wai RO | Wi Fbs | MRS | AR
HEQ ESE)) HEZ@D
=4 H 0.6536% | 0.0007% 0. 0881% 0. 0000% 0. 5655% 0. 0007%
HLEANNH 1.3088% | 0.0005% 0. 1763% 0. 0000% 1. 1325% 0. 0005%
A4 2.8153% | 0.0014% 0. 3510% 0. 0000% 2. 4643% 0.0014%
TE=F | 12.8507% | 0.0043% 1. 0546% 0. 0000% 11.7961% 0. 0043%
H¥E4& AR
éizng@% A | 17.9631% | 0.0041% 1. 4229% 0. 0000% 16. 5402% 0.0041%
25
FEBME
N Y =3 2 =3 2
i WavEE | JAkgitbie | kg ik
i Bt WD Wai%bs | MR | #EREERIR OE) @—@
25
HEQ ELQ)) HZ@D
HE=MH 0.5934% | 0.0007% 0. 0881% 0. 0000% 0. 5053% 0. 0007%
HLEANH 1.1875% | 0. 0005% 0. 1763% 0. 0000% 1.0112% 0. 0005%
H¥EE AR
éizng@% A | 1.6803% | 0.0007% 0. 2454% 0. 0000% 1. 4349% 0. 0007%
4

=
p=i
¥

p=i




EFRRT 2016 FFEREHE

3.2.2 BHEE&ERAELRES R HHMERRR RS K5 FHL S R AR s %
BRI

A BT T AKE B BV D R AR 5 ) Ik 8 L e B A i AR 1K Dy st Fonk L B

47 0% |} SRR SONURNG SN SN SUURNOE SUNUNIE SURUNG ORI S SNURNOL SUNURRE SURNUNE SRS SNUHUR SURUNY SUSRNS SUSNURS SRR SO

47.38% 1| NSRS N S S SRS S o

0.00%

200&-05-22
2007-07-26
2008-02-26
2008-09-28
2010-07-05
2011-02-05
2011-09-08
2012-04-10
2015-03-21
2015-10-22
2018-12-25

2005-03-18
2005-10-19
2009-05-01
2009-12-02
2012-11-11
2014-01-15
2014-08-18

— 2008-12-23

— 0 B 0D N R EE DA 2R —i‘.ﬁ;ﬁ‘-ﬂukmﬂﬂmm&ﬂa*|
e A FE 4 B E I AR R 5 R Y 45 bl e 5k vHE A 2 22 114 g s e #Aoxt B
(20054 3 H 18 HZ 2016 4F 12 H 31 HD

125}
il
o
\9

=
(o)}
=
¥
=



EFRRT 2016 FFEREHE

17.96%

16.16%

14.37%

12.57%

10.78%

5.98%

7.18%

5.39%

3.59%

1.80%

0.00%

125
82
b

3% 51 8 10 BAE G BT ¥ DB A 15 ) WD 5 L e I 2 0 1) i e Fons L

2012-12-17 4

2013-07-24
2013-10-05 4

]
o
o
2
]
o
o
&l

20
20

[ 538 B B A P RO — 530 B Tl L AT 20 |
FSEBR T B A R RS 2R 5 (R L £ b At R A s 2 A D s #Ao0S B A
(2012412 A 17 H&E 2016 4F 12 A 31 H)




EFRRT 2016 FFEREHE

3 50 DF T ERE G BT v (D0 A6 15 1) 0D S5 L e I e 2 0 110 i e o 3o L

1 309 e L e L
YUY U SN UG N NN NN SN SOUUN SN NS NN U NN U D ot NN N SO N SO 1
1009 || T

080% J|erber e

[ S R =R T4 1 | [ T S S S
20181029 4 b
L 15 0 [ U T [ [ S S S
201E- 1122 b e
T =T P s - | S A EO S S A
2016-12-16

[ AT 1 =T e~ 1 | I A N S S

f T s P [ | U (N S S R

2016-04-20 -

2016-05-02

By [ [ 1 [ £ e
e oL [ M e = B U A, NUUU U USSR SRS
L0 O, X
B L [ S S S 4
111 = Ty = [ S T St
FOMBOE-F0 | e

2
2|
2
2|
20
2|
2

[ 303 B T B VMR K — 50 00 ol 2 B A W |
K 3. FESEBTTD E S RUHAHMEI A 25 R ST LU Bk v Wi 2 2 10 7 S22 30t LA
(2016 44 H 20 H#E 2016 4F 12 A 31 H)

E L HEEERANE, AREAREERAENHE S MAANEEH. OISR AL E%
BRI E LRI A e A RS I (T REEEA BERED BHE: (1D 7R
B PP ER ARBR A 180 Ky (2) BB FF—ARIRAT ML AR LLE], A5
G TFER 10%;  (3) FHUERA R EITE BRI FE — L RAT A, Al e
TPHFER) 30% s AFRAEANBAT G FTE SR IO A — R ARAT Ak, Al id S 57 13HE
f15%; (4 BRARAEBERIRER G, Gz LRI 5 ROERNE S H A G- 5 E
BOTEHMER 20%; (5) FPEEN 2. A E N RAERAT R A EE A R A
TE2: 2016 4 1 A 28 H, AFESEHANKA CRTHHEFELRMEGRMAE) WK
it FRCEHEARL GRS, SRS LI FEHALE.




EFRRT 2016 FFEREHE

3.2.3 NEAFESTFFERREREEFRRLS BRI TR
B0 AR 2 AR G A A v DR AR A L el Yk 5 L B RE HE i 2 R 9 0 LE B

4.97% A

4.48% -

3.98% -

3.48% -

2.98% -

2.49% -

1.99% 4

1.49% 4

0.99% -

0.50% -

0.00% -

20125 20135 20145 20155 20165

W T AR A a3 s O o Aol L A R I o

=
O
=
¥
=



EFRRT 2016 FFEREHE

3 S DL BRL & AU AF AL @ A MR AR A0 AL Y ) YDl 5 L Bk W 2R 4R [ 0 L B

20124 20135 20145 20155 2065

BT M BR g i st W3 = T i Bl sl L s RL AR fa o

#
=)
=i
P
w
O
=i



EFR T 2016 £S5 EREHZ

35S DU DERL & AP AL @ A AR AR A0 AL Y5 i) YDl G5 L B hk W 2 R (K 0 L B

1.68% -

1.51% 4

1.34% -

1.18% -

1.01% 4

0.84% -

20164

" s 0 T E AL i (AN A I 30 502 1 T3 b L A A 4

VE: FESETTM B LA 2012 R RN KRR MRS M LR 2 (2012 4F 12 H 17T HE
2012 4F 12 A 31 H) 115H; 25218 M E RIS %1 2016 5 1A B AR 4 24 4 S2 b A7 223
(2016 4F 4 F 20 HZA 2016 4F 12 H 31 H) it&.

3.3 WE=FHEFFESEERL

Hpr: ARG
FETM A
o a@%&ﬁ%ﬁ Bl RiAT mﬁﬂ@ GREF N P
LM B [ 3 HH 400 RAEAZF]) A
20164F 867, 559, 606. 98 - - | 867,559, 606. 98
20154FE | 1,376, 276, 018. 11 - - | 1,376, 276, 018. 11
2014%F | 1,058, 815, 422. 93 | 38,438, 762.80 | —22, 450, 718.80 | 1, 074, 803, 466. 93
At 3,302, 651, 048. 02 | 38,438, 762. 80 | —22, 450, 718. 80 | 3, 318, 639, 092. 02
Hfr: ANRMIG
F S B
. aﬁ%&ﬁ%ﬁ HEE RAT LA R EFE R P
S 4 B[] 2 % Hh 440 KEEAE A
20164F 697, 971, 584. 46 - - | 697,971, 584. 46
20154 606, 178, 345. 93 - - | 606, 178, 345. 93

#
_
=
=
P
w
O

p=i




LSRR T 2016 FF AR A

20144 740, 402, 637. 32 | 29, 322, 740. 11 | -22, 396, 440. 42 | 747, 328, 937. 01
A | 2,044,552,567. 71 | 29,322, 740. 11 | 22, 396, 440. 42 | 2, 051, 478, 867. 40
B ARG

7L E

e CHEEERNA | BN AR BRI P
Fesglit & RN ER | RELY) DA

20164F 99, 222. 46 - — | 99,222.46

ait 99, 222. 46 0. 00 0.00 | 99,222.46

VE1: 2012 4F 12 H 13 HAIESE I RA KT 5755 58 5 56 4 Ltk 4 4 2000 JeM8 5 A 4
AR HERBE, FTBEME A, H 2012412 A 17 0, AL NFELKRT A, 32
ST B, B ARG IR T B, [ A AR B 1 A o R T AT Rl R R b EE

2. AFEGE 2014 4F 6 H 16 HEAFE G 70 FCNIE H 55 0 B0R B 4% H 455 4 8.

§4 EEARE
4.1 ZESEEAREELEELR
411 EEEFEARAETHESHEE
AEGEHN AR LEGEHAR AR, MOLT 1999 4 3 A 256 H, 2&d EE RStk
SRR MRS E AR, RAAINEREEEHAA . AFEMB LR, AREEBAEILE,
RIS AR B 8RRt RN THBE D AR AR E e EE RS Ak

IR E M QDIT. ReE %7 Bl 55 B 4%
ok 2016 4 12 A 31 H, ZEeEHASEEH 2 HEMHUERRGHEE. 111 FIFSGEUES
BB, ARG SE A (EE TOA. FSESKER A KRS Yt

fRG L BEMESIGEITIWIRS . SRR S R m. #5577 300
ETF Bt#: (LOF) . RSN L TERE . FSRRE . Figshh E R R A
(QID) | FEWFAEIRIRE . FLZ0hidF. EENPURERE . FLRHRIREE . AR
T 50 f64k (LOF) . &AM E . FaLfafi sty 5% S5 H P840 (QDII-LOF) | 7&K
FEHBINRE . BEERN D HGTF 5L G 5 SRS AT 120ETF, 5% SEIRIE
FEAT 120ETF Bed%. Fsedi4 (QDII-FOF-LOF) . #9fSH i, B LAMmEiRe . B

OB FSE A 400ETF. F 24 400 B4, B2V R 300ETF. ZSEMb A FiR S s

12

=

335

=




ERT 2016 FFEREHE

RprHus (QDID) \ S SEEV S 7 Rfide. 5% il st e i hisr . 3 S0alifiifiide . 5% SErhiEr
LA FE L (LOF) 5% SEhiE 500ETF F4suism (s e i 3550 iiE 500ETF Bide. 52
SerpiiE A E G ETF. 359l & B E 6% ETF BeE . 32 ScF i dlifi e i . 5 S J b /R
PR BELMEEEH6IE. R ERKRE (QDID | FELFEMEEIE IS, FF R
EHEMGR. FIHNTIAF. WS R e R G 5= A/B. FASE =M.
1A HBEM G, B RARN. BLRMES. BEHEERM. B mERN & T
BOR G FEHPIERRZ T A ETF, 250l F 29H 3% ETF, F2 S0P iE& i ETF, 5255 3 M A
B FESCERST OB S SRS AL S . FESHTINGER TR A FESLUTR 300 FR AT STy
SR B ST A HERER SE . BRSO BE TE B R . B AR E R . SRSt
HE M FESL R IR . SRR IR T, FESHHLBIR & R 57 SR HRE I 5
% SARAIE Rl ETF BeRE . 57 SERie sUR A 5 SOB B I IR B S I 5% 3 SR ARl
ML FESLOB IR A . SRR R FEEHRAR S I ERA . SRRl
s RLRmAiidE. BORESES. BIORERES . RIiatiRs . FOag
FaZefiidr. FERFAMGITR. 35 S BRATE R Fak . Fckaggalifi
107 FLRMIRA . FI ORI IR . 3 SR aifi e . 2R G 3 ky
SRV FEOCRISILEIR S . LR RIR S . LTI RIR A N MBARKIR S #
Faofidr. Ol RS BB RIR A . SOOI ER G BeE M. 550y
My SESE SR FESEE2 6 N E MR, HhFEslKRE ., Fuia@iRa
T 3 RO EE G )8 T3 Se il /A4, [N, EHEEANRELRES . ALFEE.
PR

i

% b3

-\

%
ClR
&
S

N /\ =
RBE. 325K

I
K

nH

#
=i
P
w
O
=i



EFR T 2016 £S5 EREHZ

4.1.2 &40 (RELELBPIH) RESSHBBEF A

EARERREEEE (W)
14, 1% ) MR ESMAAERR | 9
ATER H 3 EAEH
HATIR T B T R
ITHEPrRERR, HE
AL FSLiBME AT 1 AT B 4
s el 1A 2009 8 23, 2008 4E 7 Hn
B HERM g7 5%k THi6n | 13 4 Ry g YN A T B
WEERMEES W T 5T TAE
P SrRlfiiid:, CFA,
CPA, HAFEL Mok Bt
¥, o EE
AREL . RS R AT F [T R S i B R
E T RGF 3L AT I3 B 2 ) 4 il
ZOTRM. FESLE [iRZk IR
A/B. FESE 1A AVl 2 gL
o] f%ﬁ#\%% 2016 4 ) § 4 mmf4ﬂ%§$i
™ H B 575 1 H28H REEHMERAA,
S AR T M PRATHR T[] 5 i 2 b
A ERT. 54K & %6351 alpha
BLEME6MHA M. id, HAR
IR e G MV TR
PN £ o R SR AT
ﬁifégggé BT BRI Z
e s VS AT, 2014 4F
T RGBS 5K o A
Wi e, I | 2016 4 12 AATE S A4
s s Z _ JNE] . FIATER
&I Bfgem. bl |14 28 H 7TH HERAA, BUEIR
ot e T8 2 ezl 55k F&
??ﬁ%im\ i?hz; %63 alpha TRMSAH .
ﬁiimm%ﬁi BiLHFE, AT
G MV TR

E: (D ARRBN. BEAMEAFERREEATZH: (2 IEZFMLEE SGE T2
CGIEZRAL PN R AR BIMNED BIAHRHE o
4.2 EEANREH N FESIZ RN TEHF LU

AN, ARIESEHNHENE T GEFE)  QEFRRIESE) KSR EEM.
GASEL Mk R a ) MHAMASEREMIE, REWSEN . SR T 5
BN ARG T, AR M U B b, ARG B A AR A 2t . AR EIsEE

214 T 335 T



EFR T 2016 £S5 EREHZ

PR A A RVEANE AL & & R HLUE FI 20 e, ot F B SmBA AR AT 9.
4.3 EENHRE A AP S B E I A
4.3.1 AP35 BRI 5%

AFIHIET (A PEGEREIE) , ERIERS GEFRTEESEHAR AV S HERS
LY SREEERIAE, MM WA EANLSRE. RGO EER. AR ATE
BWELELZ T, WRERRE S AP A R RAS, AR TS TR
Rk, R E GVEN .

AT N VAE Gy PR BRI BT IREE . iR — g e R e 5 UL R B
IR MR TR E AP SR E TR, SREHAGRE A FHIREHREEE. TR
W, IR R 2R G 2 (R BE RNV NSRS, SETAR B RN A AP L. T dE
TIRK S X GPITIRFFRR R, ETHEUNAEL AR LG MER LS. SHEZHTEHNAZ 5
Fl, HLELZG TR NG AT A 5 A RBRAT RT3 5« 5 B KRR 2 By S AR saih
Lo HE RTINS, PRIESEEHERBATRIL G X T 6o — g hig i,
FEATERATICEE RIEEE DL A W 44 SUHATIIAL by, PRI S 1R & 28 G BT BRSL A E AS S R
Lo Ja ARSI E  LuAs o BE I SR 0 58 5 45 AT 73 B
4.3.2 A V35 B RPAT IR

WAEN, AnERPATIER 2 QEFHRBRESEH AR AL ERESEN) MARN
N AE Gy, 51 BT A G 4B B B FE AN A sk, R R RS B R
S BT RS TT A A2y I 5835 28 2 Vu Bl N % K58 5 AP A Gy AT 4RI PR 1)
TR FRERIHEAR S, FORA A 5 IR M SEI s W TEAE G AT Ntk AT I g%, it
IT RGMN T 55577 AT H 8 AR A0E T vl R 58 BV ESEiC A RS R, S 58 it
TEFEREFE NP2 5 B %

AN, AaXFESLPUAEEIRIN . AFEREG TS (HA 3HW. 5 HRND) A&
(AN [E] 4% 55 2H 5 [R] 7] 52 5 BRI A8 Dy M 22 1A T b, AR ORIIIE I A~ 38 Gy il FE IR e 5 AT M o
4.3.3 FEXHITANETHRH

E N AIESEAFEREL DTN

4.4 EENNRE I 9 2 K8 F SRR AL SR I B
4.4.1 REHNE ST RRAIZIEDHT

2016 SE R EMAGE TS R, T=FRITES TSR SRR GRS ZRETF
15 35 7

p=i



EFR T 2016 £S5 EREHZ

PR, 2016 FRAAL G IO, GRTET AR, HR4e I e A 25 7 e AR A7) T i 45
ZWAE . RATYERF O MBORIBAAERAE, 3 H BRAAERHE % %8 50bps, BT =2 ATF T % M 50X
L 14000 12, JFRCA SLO A MPL S5 4850t, HT dibamah sk 0, (ZEERERAL 2 mbt Ak, Schr
SERTERE . SATHENI G EBIERS T BUFROR, mimshtt s, REHFRENs), HE
WHIJG . TR EEHA PR REN R PR, AT = RAT IR RN 7 R
[ RZIME A 2. 05%HN 2. 47%, FEFRPEENA K AHEL I B A E, 2 P Kimfii e
g A BB BAT, EEEER 4 H DR B A ARACR O RE I E R fRd 2 E, 51k
W5 A i 1, 0 I G N S BUE e 2 Mg, sl Ithir iR St 52 2 b,
W R i 444k FAT 30-50bps. 1HJ2 )5 MG A AR — 2y K, Wigpstenm, miREk
Bl AT, T AT BEAR IO AT B, DAHRAT B O T (G B 3 o i e A R E R K, it
AT SHFERE) 1 3 2. (HIE 2016 4F 4 RN . RMAT IR ER, 4 FEENE
A GHKIREETR, BT RFEAHEX I, HEREHAES, FKERELS REH, %o
FREOE G 3 2T, AR 1. [R5 56 44 0% i AMEC R SR B3 8 A= (K 655 1 3%
FRBF S R B EREMAVEIAEE, AT T NI BB R R S, R T
{8 ANCERFFSER, DS RLEAR MPA HH%, B &8RSk, R LA g v
[ B 1 gt R A s v pp i AR SR IS by Seociniin B G mip Ak in 85
ZINPaE— RAVR A R FE LA, FETnE 02 mET S, fiTRek, Bk,
JEK,  SATIE I G N MLE A0 JF 38 R B Rk RENR B, EEREARAA DR, iR
WA BIIKE . AHE, R TAE WA — 5 SRR M) B 7 W A NI 517 9 < Rt XU TS P E B
T E, FEUATRSHBAEZEAERER, FERTM I BERL T EFIRE, RATH
MZGER O —EREE LR 4 FEIAT AT ISR 3114 12, AHHAPIRK—ER 7>
FE M T BBk S5 RAT I B VEAE RS R4 . O HoJAT3@ 5 MLF B ERREEREAT “BUMK” , W5
TSR 8 [ SR T B A . 4 ZEFEEAT IR R AR 7 K [l A 2R E 7300 0 2. 29% A1
2.81%, BHT 3 I 2. 05%A 2. 4T%HI & BAT. BRI, 2016 FEMIFHT KGR 140
A 10 FHAE AU AR SR T 3. 18%AN 3. 68%, e F4EK 2. 40%F1 3. 13%KIE-FiHk 47, H
[FI7E T B 5t 12 A 20 HIE B 2 ik [ 4. 0%F 3. 93%FHI 71 5. 2016 445 F i i 2 e
ARPRBERI BT E0, (ERAREREREY 5. 3 R AR SRR E L M T, ¥
IR AT, RN R ZERE B 4, 4 FEEHMATIHAEREEK. FAFFAMGE 7R
JIHESNS, as R MEREEA R 6URNE 47, EHAZIREEY 5. BAE 2016 K 1 FHmiT
7 AAA ZE Rt aE AT 3. 91%, AU P A PRI AA+ZRRE RIRL 2 UL T 4. 17%, B AR

216 T 335 T



EFR T 2016 £S5 EREHZ

2. 87%A 3. 20%4 Kig EAT . I H. 2016 SEE it — 00k, RAPFK= ). KR 6
M55 B LI EPEARE LT SRS GE IR, vt 5 nE e e & 417
FRASSEE VPR E S, XEHFFNRE R SAT.

2016 4F, AREGFRFFAAERHEEN, EERE, DRAS 2 EEES: RIELE
AT B MEDAE, SR, RERALS 7R BN ; b AT A2 S A i 27
e B L, LA R PR A, RIS RR 26 il 28 PR AR B A & SRR, AR 22 4t
FEIE T 4 FETHIHRIZNE): EERIRA SRS, s KR R g IS R SRR
EAU . BARE, 2016 SEARTEG MR T IR MREONS), B STFRE, S T e
YL AU R VER B AR, JF AL R QA AR 224, IRBNTEMBAIE RAF, NF—Br
BATETTAHHE . (UG UG T T R AP

4.4.2 WMEPREERV SR

ARG WIFE IR A BEE SR BB AR 2 2. 5683%, 57 SELTH B 3G 0 B AL 2 %
N 2.8153%, [AIILSGT L FEHE 25 3N 0. 3510%; F2SLB8 M B (3R &M FIHEILEE N 1. 6803%,
[ J9 0l 55 EL S v 2 0 0. 2454%.
4.5 BEANXNENEY . EFTHRATLESHHERE

JEEE 2017 4, AT, HRMBCRMERSHNEEm R THnmFERER. BKE,
PR T HAFARE KBB4 . REEVFDEIr, REAENE B METESR
TR R )AL S BRI 2 EAME M, US55 bR &Rl i 4 R 3,
A BRE G KAR JR A R KAV e s BRINBOA ARG N, (HA SRR Z ), (HRIEE
FIRMBEREAAR, THRE R T AT B BRI A LR R A TR IR %
WAH . B4 AMERA TR k% 2 EHkil, ERR SRR AT T gt — B, T s e milR
T T — BN R P s T SR SR A SR S A o T [ N 22 BB AT LTI I 22 2 1) R PR
BRI R P R M R ARAEAE, TR B IRA BRI . TR e 5 AR 2 W AR o oK ik
AR S EL A E BB B RN, R — BRGS0 B 7 VAR 3 3 4 XSS TS B N B A
T MBOREARFE R, WA mie ], AP Rsh AR . on Bk E NS BE I S
TR RAEE, Wih 2017 FAERATIIE R T, B MBERPAT b 2016 FEHIX BEAREE N KT7, 455
FEEBORIATIEE . BRI RS, AR S S K R 8 8), Liaia ATl
TERIE 000 T E TR S, DSCRUAZ KAk, 2017 FERA SR AT
PR AELE, BIMANCTH AN RTICRZEE ), RS IEREN. AT AH 1Y

217 W335 0



ERG T 2016 FF FMEHE

PR (IR 2R 5Bl o ) SR T RIS R R S B T . AR RV BOR TN 5%
SEARPR. 2017 SFEREA. RARBERMANSEE R0, TULEKE BATE% . BUHDT i B it
TRk, FREFIMRSEERTER, FlA g man, RSl s seE,
65 T PR ISR R 1) S B RV

Bt BRI AREITAIAEE, AR SR R R — B DR IR (R KR, BRI RS, B
W OR G 22 R E AR N ZAT S5, MR V) RIE & U A . B B AT 37 B¢
ST, PHECE FMAE R ARy, EHERAANERSEMRRE, REFEERE)
PEBE P ECE, ANECE PILEIR, AR IR A RSN SO0 20 S R BN, 85 0 R R N\ Bt 4R
SE MR
4.6 EENAXNRE WA ZESMAEREFEE TR U

WE N, AESEHARGEST (R THENDY « GEFRERES S ELSEL)D
DAL [EHIE M S ARG E AR G S A E, HE A R S A SR8 N —Fitr,
SOBFHE LS E N THAMES, 2RSS NI RE HESEEANIM A, AR,
SRR ARG A% 5 5 4 S T H K H A% TR a4

AREGEIABAMETWR RS, BRMMEERG. 5. 88, KNEEH., S5
ot N, HTTHoe. e RSN S. EESEENMEZR ANES ST B TR
JIRAHSR ARy I, e 5T AR e G2, R R, EReal S
I E LR A il (HAN NS HEMES: 2 5 ERE R TT B AT H
s S EARIH AT AR T B WIIRERZE 5, T ENER SIS EA R TTEA
A, R E IR A, USRS IR A R DL R ERESR R Bl B 2%
4.7 BB E AN ZE SR 4 BB LR U B

RIEAR SR EFE = ReWE RN R L€ g RN 2014 £ 6 H 11 HAAG
() (38 S 3 G R AT PR ) O T 38 S 0% 1T T 3 20k o VR R 2 S A 0 A IREAB AT 8 4 45 R 340 5%
A - v BHRESFW SRS REFEN, BHkES 5 T HEEE i,
WIS A F NN e S 80T 3. AdEeft H i T8I By, DOANR B I77 Xl
ezt AT KRR PR (BRI R G B0 70" GEWEOLY, ARG R SO A)
F RN A, W H AT AR H SR S, D3RR A A0 A A K
Tt O SEI at v 867, 559, 606. 98 TG, HEH AL, EWISAT, Ait/rHd 867, 559, 606. 98 T,

B R A s Bl as o 697, 971, 584. 46 Ju, ®EH RS, AT, ATHBC 697, 971, 584. 46 T,

B 18 T 335



ERG T 2016 FF FMEHE

B 2R OSBRI S A 99, 222. 46 G, FFHAE, XA, &it4ric 99, 222. 46 6, FFAEAH
S EEGRMLE .
4.8 MEHNEBANEAREFAF AN BBEESH=HERER R UH

T

§5 FEEANHRE

5.1 MEHARESTEE NEMRTERFRLEY

AN, PERTROARAF (BURE “AIEN” D ERLRMigike (LR
“ARFEET D KMFREERES, RIEST GEFBRRIEEEIE) MM REEE. EE S AT
B RIE, AMEEREREM A AN IATN, e REUSTHBET 7R 55

5.2 FEEANREHAAZSRFBERRTE. B#ETE. FESEEBRK K
G|

RGN, AFEE AR GEFRGTHEESER) HAA RIEAE B & FAFEE X
FIRLE, RASE G BN ST T ZER MR, WG RIS E TR R E s
RSS2 4 2 T S8 U AT TAFO RN, RRBIAIL & BAF I E e 0 BT
A NFER AT A -

5.3 FTEANEEFREPHMFEEENENRE. HHNTELRRL

A PRI S EAR . HERIL WL WSk GE: WS SRS )

“ERh T RN AEE” MOREITEARREENA) « RRAE ISR R, dEFA e

§6 HilHE
FSL TR 4 2016 FFEM 52 rHRkE O RS EAGE RS THIMES B CRER 85100
Bl MR, kESFHEAE T “HREEIE RS 7 G AEKE RS
(2017) %5 20653 5) .

BRI AT AR G BN Wl R R T IE SR RS 400

#
G
=
b
=



ERG T 2016 FF FMEHE

§7 FEMFHRE
7.1 BPESfR
2 FERB Mg e
s IEH: 2016 4F 12 A 31 H
s ARG
, KR FEER
B 7 HES 2016 412 H 31 H 2015412 H 31 H
B
BRATAEH 7.4.7.1 32,610, 743, 694. 13 54, 820, 240, 982. 84
Al D 58, 197, 272. 73 -
17 PRIIE 4 - -
TGV R e 7.4.72 17, 130, 707, 770. 33 24, 044, 515, 583. 80
Horr: ST - -
Bt - _
fiigr 4% Bt 17, 130, 707, 770. 33 24, 044, 515, 583. 80
PR SRR SR - -
Dkl K iy - _
A S Bt e 7473 _ _
SENIREE Rl e 7.4.7.4 1, 500, 000, 000. 00 -
SEYSCIIE 5 7 B K - -
ISR S 7.4.7.5 158, 364, 925. 34 668, 696, 384. 56
AT - -
AT HR 758, 502, 330. 02 1, 739, 546, 790. 79
I P A3 B - -
HoAh gt = 7.4.7.6 1, 130, 000. 00 1, 170, 000. 00
gt 52, 217, 645, 992. 55 81, 274, 169, 741. 99
. AFHR HARRER
SRR A RS 2016412 A 31 H 2015412 A 31 H
i
S R - -
5 5 P e A £ - -
1174 & Rl 6 f5t 7.4.7.3 - -
S H [R] ) 4 Rl % 7 3 800, 103, 359. 84 8, 203, 197, 245. 35
NEATHIE 7 B K - -
A R [ 3K 5,287, 912. 21 19, 588, 691. 25
NEAHE BENFi M 10, 986, 433. 53 17, 355, 262. 53
NAHEE B 3, 329, 222. 29 5, 259, 170. 47
AT B IR 5% 9 5,238, 249. 10 8, 790, 756. 79

2H 20 T 335 T



EFRRT 2016 FFEREHE

NATAE 5 B 7.4.7.7 239, 387. 24 309, 379. 77
AT F 93, 698. 63 93, 698. 63
A ) S 278, 110. 23 1, 327, 693. 49
AR - -
T A T A3 B 47 it - -
FHoph A7 53 7.4.7.8 302, 069. 81 300, 873. 40
i & it 825, 858, 442. 88 8, 256, 222, 771. 68
B E 2t :
S S 7.4.7.9 51, 391, 787, 549. 67 73,017, 946, 970. 31
A B A 7.4.7.10 - _
R v 51, 391, 787, 549. 67 73,017, 946, 970. 31
ST A B R AT 52, 217, 645, 992. 55 81, 274, 169, 741. 99
de REBUEH 2016 4F 12 H 31 H, F#SE5Em A FEGAHEFE 1.0000 T, HEE 3850
22,983, 270, 416. 12 fy; F&SEIH B S 1. 0000 J6, FHEE AUl
28,389, 726, 271. 58 f1; 5% 5L M E B & AUFH 1. 0000 Jo, 5%3L 1M E HEE0 840
18,790, 861. 97 fir.  Z& LR MALSMALLAA 1T A 51, 391, 787, 549. 67 177«
7.2 FiEE
o e o L M T BB S
Al 2016 4F 1 H 1 HE 2016 4£ 12 H 31 H
B NRMIG
p. - i A EE AT L HATE
o H MES 2016 4E 1 H1 HE 20154£1 B 1 HE
2016 4£12 H 31 H 2015412 H 31 H
— A 2,031,927, 157. 56 2, 405, 805, 269. 02
LA SN 2,020, 320, 760. 63 2, 267, 514, 358. 48
Horpe AR BN 7.4.7.11 1,348, 110, 778. 10 1, 280, 596, 193. 93
eIV ON 627, 617, 242. 81 971, 713, 865. 49
P S RFIE SRR - 888, 131. 49
SENRE SR 44, 592, 739. 72 14, 316, 167. 57
HAhA 2N - -
2R A 11, 606, 396. 93 138, 155, 910. 54
Horr: REREkE - -
FEEH T - -
(e rand i &nl 7.4.7.12 11, 606, 396. 93 138, 155, 910. 54
PR RFUE SR P T B - -
pisd -ty and (& - -
firAE TR - -
i RIS 2 - -
3.8 et E A B o - -

#

p=il
o=
(98]
W

p=i




x

=3

%2016 FFEREHE

4. 5 e - -
5 AR 7.4.7.13 - 135, 000. 00
®: —. %H 466, 296, 743. 66 423, 350, 904. 98
1. &R NH 195, 311, 778. 69 165, 534, 394. 98
2. fBE® 59, 185, 387. 53 50, 161, 937. 81
3. BHEMRS T 87, 060, 936. 35 89, 720, 304. 11
4. 5 %A 7.4.7.14 - -
5. FLESCH 124, 266, 790. 25 117, 494, 049. 66
o Sz R0 4 F 5 S 124, 266, 790. 25 117, 494, 049. 66
6. HAthzhH 7.4.7.15 471, 850. 84 440, 218. 42
=. FERH 1, 565, 630, 413. 90 1,982, 454, 364. 04
W PSR H - -
M9, #FE 1, 565, 630, 413. 90 1,982, 454, 364. 04

7.3 FiE AN (FEE&HE) BHER
Sk Bt miigE S
AR 2016 4E 1 H 1 HZE 2016 4E 12 A 31 H

AL NRMIT

B H

ZS

2016 41 H 1 HE20164F 12 A 31 H

Sl &

R EEANE

pra &M@ &3t

—. WA E B G
(e e

73,017, 946, 970. 31

73,017, 946, 970. 31

. AMZEES L
B E AR S B O
WD

1, 565, 630, 413. 90

1, 565, 630, 413. 90

= AWIEE LS
7 R AR B

-21, 626, 159, 420. 64

-21, 626, 159, 420. 64

Horpre 1. 364 HER

201, 047, 447, 369. 37

201, 047, 447, 369. 37

2. FEE B [A] 3k

-222, 673, 606, 790. 01

-222, 673, 606, 790. 01

VU A S e B < B

B NGB = A ) - -1, 565, 630, 413. 90 -1, 565, 630, 413. 90
&1 EAR B
HR BT A a6
(Sl i) 51, 391, 787, 549. 67 - | 51,391, 787, 549. 67
RN HAR
HH 201541 H1 H&E 20154512 A 31 H

Tl

RIFEERIHE

FrEER A

—. WV E G

46, 281, 373, 447. 09

46, 281, 373, 447. 09

F 022 T 335 T




ERG T 2016 FF FMEHE

GEE 3D

v RIS EE SR A
Hﬁii HHEAZENE R - 1,982, 454, 364. 04 1,982, 454, 364. 04
AR D
=\ KRN ERL S
Iy —— 26, 736, 573, 523. 22 - | 26,736,573, 523. 22
Hrp: 1. &R 261, 864, 486, 762. 19 - | 261,864, 486, 762. 19

S [F1 3K -235, 127, 913, 238. 97 - | 235, 127,913, 238. 97

VU, A1 S A B RE
A NAF BRI = A ) 2 - -1,982, 454, 364. 04 | -1, 982, 454, 364. 04
SEZ)
F. WIKFTHE R G
CH 4 ) 73,017, 946, 970. 31 - | 73,017,946, 970. 31

R B I 55 43R I 2 R o
ARG 7.1 B 7.4 MEWEH FHIATANEE:

XA AN _ HW
HEFEHAMTA FESTEATTA E IR aNiSiON
7.4 WRME
7.41 EREWITRARSTBUR. St 580 —BEER GBI
AR TR £ BOR . St 5 B — W4 B A — 5
7.4.2 ZEEH IERTULEA
RIS ARG I 21 28 R,
7.4.3 REEFRR
KIK T 2R 5ARBEEMLR
SRR SE A RA A BN, FEEEMEICH . EEHENM
PERATIRDER AT C “HEERIT” HEFEN. RV
)
P EIEA R THE A FHEE AN AR
A EE R TTEAH] FHEEIH AR AR
il BB E () B PR A F) FHEEIH AR AR
LW AEHARAT ( “FEEHELR” REEHANNER A
)
LM EEHARAR ( “FEME” HE BN 1A A
)

7.4.4 ARG K EEET EARFRECE R 5

IR IRIR TS AZ Ty A L H S5V A MR L 2R KT AL

#
=i
P
w
O
=i



ERG T 2016 FF FMEHE

7.4.4.1 B REH R 5 B IGHITHAZ S
AW (2016 4F 1 H 1 HZ 2016 4F 12 A 31 H) K& FAERERTHCHAN (20154E 1 H 1 HE

20154F 12 A 31 H) ,

7.4.4.2 RET R
7.4.4.2.1 HE&EEEH

A HE G R RIKTT 28 5 BICHEAT AL S

Bhi: ARt
N AR AT B A ]
T H 2016 4F 1 A 1 HZ 2016 4F 2015 4E 1 H 1 H&E 2015 4 12 H
12 A 31 H 31 H
A R 4 B S A 195, 311, 778. 69 165, 534, 394. 98
f 5 B 2

Horp: SIS
B HEY 9

38,032, 257. 71

39, 081, 117. 87

,J—»

/r

E: SRS GRS T A RA T AR T — H 2R A% 72 EHE 0. 33%HIE R F
e, BHRITRE®THAIK, #&HX. HibFEAR N HEE AR =H] S PERE X
0.33% / HERE
7.4.4.2.2 EEFEEH
Hp: NRM
A AR AT L 3]
=] 2016 4E 1 H 1 HZE 2016 4F 201541 H 1 HE 20154 12 A
12 A 31 H 31 [

A A 2 e B S AT 59, 185, 387. 53 50, 161, 937. 81
FOERR=%7¢

T SOAHEEITE N E
HHAIK, %A R

7.4.4.2.3 BEREH

IR
v

BATHHLE P al— H 3k
EAAN: HILE =

1HE 0. L0%F)4E 27 R iH42,
— HEESE P HE X0, 10% / 4E R

H&ihx

Bhr: NRM
A
2016 4F 1 H 1 2016 4F 12 A 31
RGBT %%iii%iiiﬁgéﬁi%gi
N EA
FEitem A I m B FESLTRME it
FREESE AR AT | 23,365,386.46 | 1,919, 707. 56 1, 007. 08 25, 286, 101. 10
o E AT 20, 284, 290. 95 144, 626. 30 - 20, 428, 917. 25
L= 16, 877. 18 942. 83 - 17, 820. 01
&t 43,666, 554. 59 | 2, 065, 276. 69 1, 007. 08 45, 732, 838. 36
P RS S LA AT LA ]
224 T 35 7T




ERG T 2016 FF FMEHE

201541 H1 HE 2015412 A 31 H

s S e AR B G B S AS B A AR 5% B

B AT 4R - =

SR m A M B SRR E it

S SEEAR AT | 14,275, 132. 34 | 1, 059, 326. 44 - 15, 334, 458. 78
EP ESE:RET 30, 154, 283. 34 139, 974. 62 - 30, 294, 257. 96
SE & 11,015. 58 114. 39 - 11, 129. 97
/a\iJr 44, 440, 431. 26 | 1, 199, 415. 45 - 45, 639, 846. 71

T K A RIS IR 55 PR 0 0. 25%, B SREEGA A Ik 55 B E R N

0.01%, E ZHEESMmANIIHEEMRS HREREN 0.25% HHIHE, BHEUWEGAR, %H LIS
G EHARAR, Bl e A WA A EI S G SR MBI 1A 08
B e 4 H A B I 55 Bl = 25 S 5 S O AT — T PR B8 77 1 X A8 SR ) ke 0 A0 P #4145 M 55
PR/ BFERE T B RRROY A SRS MBI N, FREHEMRS RN E LY
MR — AT G A RIS MARA NI TR, A SRTHION B RS HERA N, F5
AR SS PR N B HAA B B R IITIH R IR — A TAE HE 55 B R M #itia A2k
,

7.4.4.3 H5RBI7#EATRAT I R 7 BB R (& B3 5

sl AR
3
2016 £ 1 H 1 H&E 2016 £ 12 A 31 H
BRAT I T W55 e W AL I 4 I [
558 5y
o e . 2% | RE o
AXBH | EETN | EeE A 554 B
o S|
o E AT 102, 267, 565. 57 - - - 31, 888, 898, 000. 00 | 3, 328, 838. 74
AR RE AT EYA
2015 1 H1 H&E 20154 12 A 31 H
HRAT I T A2 5 e TSTICTL TS HEL
755 5 i
o e e w5 | AlE -
REBS | EETN | Eew A 5 54 B3
3 S B CUN
HE AR AT 180, 317, 648. 69 | 192, 025, 788. 49 - - | 28, 866, 880, 000. 00 4,076, 636. 82
7.4.4.4 BREBFTRBEAESHHEML
74441 REFHNESEEENCZABEARERRELEEHNHN
WERAL:

i H A3

#
>
=
P
w
O
=




EFRRT 2016 FFEREHE

2016 4F1 H 1 HZE 2016 £ 12 H 31 H

DT A LB B LM E
SRR 5 4 1 A - 5, 2217, 626. 02 -
SUTTA] RO /SN S - 148, 070. 49 -
SR R4 23 A2 3 4 i - - -
e SR (B / 52 tH S i - - -
WIARFFA RS0 — 5,375, 696. 51 -
WIARFFA KRS0 - 0. 02% -
i 3 4 A ALl

5iH AR AT B A
20154 1 1 HE 20154 12 H 31 H

LM A F& LM B LB E
WA R S 3 - 5,010, 858. 35 -
AR W / SN S - 216, 767. 67 -
S 18] BRI 45 23 A2 B 0 00 - - -
e STANE ]/ 52 S i - - -
IR I EE S 8 - 5,227, 626. 02 -
IR I EE S 8 - 0. 02% -
RS s i an |

Vs AN (2016 4F 1 H 1 HAE 2016 4F 12 H 31 H) K FAFEREEATELE (2015461 A 1 H
20154 12 A 31 H) EEEHAFAMZEL M B WA HE /KN @080 LR R 5.

7.4.4.4.2 REWIRERESEENZ S HADRERT BRE A H S E

S TEm B

AL

AHIR TR
2016 % 12 A 31 H 2015412 H 31 H
KELTT 24K Frf R0 Frfa &0
KA FER
i e 4 AR ALK 7 3 4 R A
%/\/\»:ﬁ %/\/\"'ﬁ
I . f S E il
FESLTRA 32, 985, 467. 03 0.12% 40, 203, 696. 40 0.16%
MAEHHEAR 10, 760, 424. 82 0. 04% 5, 415, 490. 83 0. 02%
THEA
7.4.4.5 HRBTRE FRITERRBASHFE=E MR EBA
A NRMJT
S A B AT 3 ]
g;j 2006 F 1 H1HAE2016F 12 A31H| 201641 H1HEZ201412 31 H

WIERH |

ELIEIISTION

WARH |

ELIEIISTION

H 26 T 335 T




EFR T 2016 £S5 EREHZ

| W ERAT | 2,010, 743, 694. 13| 23, 513, 767. 52| 80, 240, 982. 84| 5, 537, 669. 36|

FE: (1) RIESMHRATAE R R SIS NP BT RS, ST RS AR R,

PATAE AR BT A E R R R . (2) AR (2016 46 12 A 31 H) , i vf BARAT R IARAT A7

FORAS EWAEFK 2, 000, 000, 000. 00 7T, A (2016 4 1 A 1 HAE 2016 4 12 H 31 H) , H

o B ERAT DR IR ARAT A7 AR IR R SON 2 5 A R B BN 15, 523, 472,65 T LARJER
(2015 4F 12 A 31 H) , AFEETAF T EHRATHE A, B EElIE (2015 45 1

1 HZE 20154 12 H 31 HD) i AT ORE B0 BRAT A7 390 A BRI IR SN 5 5 A7 R BN

5,301, 408. 34 TC.
7.4.4.6 FEESFERBEPAS RS RSB
A (2016 45 1 H 1 HZ 2016 42 12 A 31 0D K EAEERT IR (2015 45 1 H 1 H 2 2015 4F
12 31 HD , RIS RIAAA S 5INE BT A FIESF
7.4.5 BAR ( 2016 4F 12 A 31 H ) FESFHKREZRIES
7.4.5.1 F\EH R /MR IESF T TR KTE 2R IES
AWK (2016 4 12 H 31 HD , AFEGAREFA BIGHTA/HEAIESR 78 32 BREIESS .
7.4.5.2 FARGIR EEWAE 5 HAE AT R Fizz
7.4.5.2.1 HATIAIT G {HZ 1IE Y

BEAME WA 2016 4F 12 A 31 Hil, AF4MNFRATE N6 1L BIEAL 5 L H
[B] IF 25 2 42 401 800, 103, 359. 84 76, J& LA T 354 AR

SR AR

iy | fizrbr | BIEEEIH PIRMEESRN | BoE (5K HR Ak B VA
120203 12 EIT 03 | 20174 1 H 99. 98 3, 395, 000 339, 416, 600. 14
5H
140201 14 EIT 01 | 2017 1 H 100. 11 2, 000, 000 200, 229, 911. 39
5H
120223 12 EFF 23 | 201741 H 99. 95 1, 000, 000 99, 948, 326. 57
6 H
160201 16 EJF 01 | 2017 4E 1 H 100. 00 1, 000, 000 100, 000, 220. 38
6 H
160211 16 EJF 11 | 2017 4E 1 H 100. 02 1, 300, 000 130, 021, 002. 41
6 H
&t 8, 695, 000 869, 616, 060. 89

7.4.5.2.2 A 5 i 5IR1E B
AHIEK (2016 4F 12 H 31 H) , AEEA TS FT i s F A5,

27 W335




33 X

T 2016 55 E RS W&

§8 HBEAAME

8.1 HIRESEH AN

SHEAL: NRTIT

Ho 4 BE PR

1| [ E e #50 % 17, 130, 707, 770. 33 32. 81

Hep: fiigr 17, 130, 707, 770. 33 32. 81

BEPE S RFUE SR - -

2 | ENIRESERT 1, 500, 000, 000. 00 2.87

o SR ) SN R B 4 i - -
A0k

3 | AT R & &6 32, 668, 940, 966. 86 62. 56

4 | HAh ST 917, 997, 255. 36 1.76

5 | A 52, 217, 645, 992. 55 100. 00

8.2 i Bl R B 15 It

SHEAL: AR TS

Fe TiH 3G R P IE R BB (%)
1|0 A PO A5 [ A i 5 AR 0 9. 28
Horpe SR [a] g i %t -
3 S BRI E I
= T Nl
F5 i H S0 I
2 |[HRAE BAARA 5 R A il % 4 A0 800, 103, 359. 84 1.56
Horpre SR A I i % - -
(D A AN B Rl R AU RS NS H R R AT TR B R 8]

R AR o i < B L Y BB DA o 300 A A D B AR B < B 1A BB Y T BT S A
(2) R WA A G Ak H e 10 [0 A (0 B8 < AR A0 AR I B2 7 1L (1 20%

8.3 HEHREASTIIRIARHIR
8.3.1 BHAS THFAKRBIREARRE L

T H RE
T IR BB A AT R AR IR 55
e I $ B A A SR AR R e B 87
0 3T PN 5 58 2H -1 S 30 AR R A IR 40

e A AN S ARG & T 2R AR IR AT 120 K.

#

b=
=

p=i



x

EFRRT 2016 FFEREHE

8.3.2 HIARBHA S FIIRIAR IR Hp

o o FIBR B B R & 0™ | IR ST R B
Y irelos i I (0 PRI E] (%)
1 30 KA 44. 47 1.56
Hop: FIRAEGIHT 397 RITF 0. 49 -
BRI Z A5
2 30 R () —60 K 17. 15 -
Hodr: FRAFEIREE 397 K 1)7F 0.97 -
BlH) 24t
3 60 K (%) —90 K 20. 94 -
Hodr: FRAFEIEE 397 RITF - -
IR B
4 90 K (%) —120 K 11. 04 -
Hrp: FRASIHET 397 RIE - -
B
5 120 K (%) —397 K (&) 6. 22 -
Horbr: FRAEINHIT 397 RIEF - -
IEIES
&t 99. 82 1.56

8.4 MEHIABBA G TIIRRITF YL 240 RFEHL U
PO AE 5 3 AL PR AR A S A 240 R

8.5 HIREFFF MM RIGFREAE

SR ARMoT

v
e e A TR ﬁﬁiﬁifﬁ
1 H XK f5i97 - -
2| JUTER - -
3| &Rl 3, 307, 947, 508. 87 6. 44
Horr: BUORPESRLG 3, 307, 947, 508. 87 6. 44
4 | lkfigz - -
5 | AR SR 1,589,811, 077. 08 3. 09
6 TR R 40, 256, 507. 17 0. 08
7 [F) VA7 12, 192, 692, 677. 21 23.72
8 | HAth - -
9 | &t 17, 130, 707, 770. 33 33.33
10 | FIRAFIIIL 397 KIS0 F] A 749, 786, 373. 08 1. 46
7%

e BRI BA EAS BRI E AT A, LS5 TR 0 A B R B B AR T

B 29 T 335




EFR T 2016 £S5 EREHZ

FERSCR S

8.6 FARIEMER A o 2 & B 7 13 H HL i K /N HEFF O BT 148 RS B 3
SR ARMoT

o s ” e i X e e e |-
FE | HARI | mELR | mEEE R A A o
Ebfl (%)
1 [111697688 | 16 Jbaidk 11, 000, 000 1,092, 843, 599. 14 2.13
I ARAT
CD042
2 [111610558 | 16 X%k 10, 000, 000 999, 153, 475. 00 1.94
CD558
3 111616148 | 16 L4 10, 000, 000 998, 461, 196. 97 1.94
1T CD148
4 111698486 | 16 TR 8, 000, 000 798, 990, 789. 82 1.55
17 CD211
5 |111612166 | 16 Jbat4R 7, 000, 000 699, 346, 789. 12 1.36
1T CD166
6 [111698401 | 16 TR 7, 000, 000 699, 266, 901. 75 1.36
4T CD209
7 111616248 | 16 iR 7, 000, 000 697, 840, 282. 60 1.36
1T CD248
8 |111611381 | 16 F% 6, 000, 000 596, 926, 821. 02 1.16
CD381
9 |111612156 | 16 Jbmt4R 6, 000, 000 596, 700, 580. 45 1.16
1T CD156
10 [111616223 | 16 4R 5, 500, 000 545, 314, 212. 41 1. 06
4T CD223
8.7 “WTREM” 5 “WRMATE” e IEE T iEKIRE
TiH P 25 1
ot 3 P i 2 P R 4 (LA 0. 25 () —0. 5%[E] Fr TR 3R 0
e PN S R 1) i e 0. 1290%
e 3 PN AR S R ) e A -0. 1938%
s B EEANAE 5 H A 25 55 1) 248 oL G ] 5P 234 0. 0423%

A RA A 4 B B A ZE B B 0.25% 150 Ud B
R WA BEANZE 5y H 57000 128 32 ) 8 0 B 35 AR 2] 0. 25%
R BN B4R 2 B I 48X HETE 2] 0.5% 1B 0L 1t B
e A BEANAE B H I i 25 BE R A B3 AL F) 0. 5%

26030 T 335




EFR T 2016 £S5 EREHZ

8.8 JARIEA RMME b & F 7 E LI KM HEF I BT 48 B SCRAESF B8R A 4H
G WIAR, A RS B SIS .
8.9 HEAAMEME
8.9.1

AT G R T 2 BB, e UK I A6 2 IR K708 1,00 AR TG,

ASFE G AG R AR RASE, RIS ERT R BLSEN ARSI, 4% 520 2 B E A 3925 8
NI BT ST, AR R A IR -T2 PERY, A H TSR s k.
8.9.2

A AT GBI AT+ USRI RAT BRI E AR TSR, AR S i H AT —
FENATEE BRI+ AR RAT ERRZEI AT BT AT .
8.9.3 BRI AhA I E IR

Bhr: NRMJt
F5 A SR
1| fAHRIES -
2| MUGIFREE R -
30| MIRFE 158, 364, 925. 34
4 | NYSCHRIEEK 758, 502, 330. 02
5| HAh UK 1, 130, 000. 00
6 | FrfEh A -
7 | HAl -
8 | &1t 917, 997, 255. 36
§9 EEHTFAANEER
9.1 HIREEMBTFRFE NP BERFFENGEH
UYL Ay
LD 1]
W | BEAR | PR UL AT
i B (F) S R b g
: U\ 2 = : it o
LECICE S Perel I WLl
| 6,030,055 3,811.45 430, 357, 522. 48 | 1.87% | 22,552,912, 893. 64 | 98. 13%
Bim A
Sk 559 | 50, 786, 630. 18 | 25, 312, 715, 574. 87 | 89.16% | 3,077,010,696.71 | 10.84%
B

Ed

31 pi 335 51




EFRRT 2016 FFEREHE

WL 3, 287 5,716. 72 - - 18, 790, 861. 97 | 100. 00%
RME
it | 6,033,901 8,517.17 | 25, 743, 073, 097. 35 | 50. 09% | 25, 648, 714, 452.32 | 49.91%

T (1) FALBTM A BV BB R O BLS SR ARG D AIRBTE R 8L S B, 7
T AN BB R 5% S50 A B 329208 A SR ARLL ] S N R 32 5200 A 4
b EESELE M A SR AEL B

(2) TR B AU BT E R A AL SR @ sl DS ANIRBE A S S Mm@ sl, 25N
WU AT 5 S0 0 B A4 5 SE 08 0 B SR AR LA . AN NS5 RE A 32 S 08 M B 04 i 52
SLB% T B AR ELL .

(2) 5% LB B AU BB F A A s i e il . A AR 1 LS B i tL ], 2500y
MU 5 4 R 52 55 0% E 405 325003 1 E SVELL . S AN B0 & 5 25 50 08 10 E 40 3%

ST E B

9.2 HIRESEEARMWN RFHEESRIENR

it H e FEOBLSE () ok 5 A7 L 451
FESEDRT A 13, 752, 690. 52 0. 06%
. L | FRSEIEM B 7, 360, 908. 55 0. 03%
REFRAFHMEAR [— : -
R RS =
s 21, 113, 599. 07 0. 04%
IIIVI—

9.3 HIRESEEAKMA RFFEATT A 03 B X R EF 5

TiH 2 ) A EEMTHEENEEXE i)
SR A >=100
ARNFEHPEBNGD . HE FESLTRT B >=100
SREMBERITTHTT A SESLIRME 0
PRI AR & s >=100
DT[‘
BT M A 10750
SR B 0
A SR EL A ATT
e M E 0
. 10750
&1t

#
w
Qo
=
P
w
O
=




KT

T 2016 55 E RS W&

§10 JFEE &M

FSELET A

x

I B

h=

HEEFAEKE (2005 4
3 A 18 H) & MEiag

2,947, 208, 439. 10

AR T ]2 e L

47, 683, 278, 786. 03

25, 334, 668, 184. 28

AR I < L R A

127, 466, 987, 768. 56

73,521, 129, 542. 05

59, 330, 058. 76

ol: AN A 7 Y1 < ik [ 47 45

152, 166, 996, 138. 47

70, 466, 071, 454. 75

40, 539, 196. 79

AR R B AR B A

AN T JI I R e A LS

22,983, 270, 416. 12

28, 389, 726, 271. 58

18, 790, 861. 97

VE: R ST I I < FR I O S B BN A

e < B (e 473 00 5 i < L 0 R B < 0 A0 1 B T AR DA B

§11 EXFEHER

11.1 ESHBRFAARZRK

ZLR P54 00 S B < 3 B0 3 T B R 189 3 00

A A TE B i A AN K2 e

11.2 ZEEHEAN. ZSHEANENEZSHERMIIRNERAELRS)

(1) BN ERNFLSHH

2016 4 1 H 28 HAFESE I N KA (LT Ht
T B RNAESIEEZ, SEA LIRS HEARS.

2016 4 1 H 20 HAFESE N RAT A,

(2) FEEIEE AL IESIRE TR E RN FZSIE L

MBS S

SR

TMmAeZ BN AT) WK OOAR

WL LR TR AR A R B S 2R

2016 £ 12 7, FREERKSG AT h ERAT B A IR A FHFTE L S M E LB IR . LR ANFAE
O RMER R A

11.3 B RESEBEAN. ZEW™. EE&REWSHTRL

WEWIN T MR GEIEN M. ZEFE WSS M IRAF I

11.4 BEEBHFIH KR

A AR GBS R R A AL

#
&3
=i
P
w
O
=i




EFR T 2016 £S5 EREHZ

11.5 AEEHATH I STHIES riF o

RN AT G AR BUE N A T TINS5 BT . ) G BRSO H K TE R 2 Il 55
Bt CREBRIFE SO (87127 180, 000. 00 7T, 1% T TSR 12 A A S G 3L i 11 I 55

11.6 HEAN. FEARERHEENRZEERLTFER

WEHIN, AESEFHN FTTE NPT BN T2 A A 1 S O

11.7 ESHAUESRA RS BITHA RIE
AL AR

i3 Rl 2 5) B SEAN 1225 1 R AP <6
wuat | o0 | e UG | T
K RS &AW RRAS A 4 P
F==R
B

E&RE w5 1 88, 805, 300, 000. 00 100. 00% - - -
JBe A A R A ]

J7 RS By 1 - - - _ _
AR

FASUEFHA IR 1 - - - - -
TAEAH

HRITUES I 1 - 7 7 - -
HIRAH

GIESTE il 2 - - - - iy
AR F
Hl: AR W7 BAESET R RIS BT TIREE . BUIESERS 5 & ANz
(SRR nn

T 2: S5 RITHIE AR EANRE PP

(1) @EAT ARG, 1L F AT E KRBT,

(2) AFIHFIROL R LT

(3) 7 REFHIAFERIEE, Bl A REFHFE

(4) AEERIIPTFIREST, RELNS . 2. Rt R A ATk AR AIESR T
T IFREARYE I AR RFIRER, AL TR FUl i s

(5) BT MG R ML, Re S SR AtHEm 5 B 5T S .

B BARYE UL Ebs B T B R R E MU ZZ AL 5 ot e E BN SRS ZF T
RN, JRIE RN SR N

#
®
=
P
w
O
=




EFR T 2016 £S5 EREHZ

11.8 W EAXHMET 0.5%HKIFL

IREHIN AN H, AT Sl 2 0 E 2 AR 0. 5%,

B ARG WA RN, TS RARSEHMAFLESEIHERAR, EiffHiE 400-

600-8800, H{& E-mail:service@jsfund. cn.

LRSI EIRA A
201743 H 29 H



