BRI A RIGEC B R & B R &
&
2017 4E5F 1 FEHE

20173 A 31 H

HEEEN: FERESEHARAH
HEFTEN: PETHBITROERAFR
WREXEHEHR: 201744 H 21 B



HE B RR A 2017 4R58 1 ¥R

§1 EERR
S E AR EHE S REFRUEARR S 8B RICE =S IERRR B E KR,
FEXT AR ESPE L HERf AN e BEPE 2 AN 1) R A 54T
FEEE NP ETRRAT RO A RAFREAEESSFME, T 201744 18 HEZ T A
G RIS iEbR . ERIAEHEMEFENE, RIEEZANBAEERRICE. 3P
B NS Ud) S
SN UE LSS H L B S i SR A RIS FH R 557, (A DRIESRE & — 2 2R

E

SRR SUF AR AR KR A KK, B AR A W AR08 DR ST AT 20 ] 32 A
2SN EE ST
AR IS ERR A W 1
A A 2017 £ 1 A 1 Hil2E 3 A 31 Hik.

§2 H &7 ML

S AlK H R RV A

H 4 TG 001279

oG 001279

A (S S LEALICDID Gy

A FABH 201545 H 20 H

i R I S A B A0 427,639, 781. 82 4}

B b TERDBEMAES KR AEWATR T, 5 NEEn
BFEA N OISR s

1, BE7-F g

ARFE LT X E AN GBRE S WU MBUE
ST AFEATIE R R3S I, SREE
NHI M, HBOR FIRE S 7 11 3 R0 A = 5 ()
WL ot B AR ARRAE Bl B 5 25 4 W 7= FE A 2 S AN [
S8 I 2 2 0 7 P T L LA

2. IR TIREE

Evarig (1) ATk % S ms

AR B G 1 B WA B L BARIAT L 2B A A T AN 2
YR HTAS [FIAT 1) 3 e 1

ARIEGIET “HR P W B WA B Wk AT
T, KA AW R A d . Rk
TR PUANBY B, ARIEAS AT LA 22 W48 5 A 45 By
B R ILEAT AR

AREE G RARIRAT WA G F A= A BT, K47

#
)
|

12 W




HE B RR A 2017 4R58 1 ¥R

A A R BIGE . B AR 4 A
AN B, AR 4 s K AT ML A AR AT
AP E

REEG KR WA T RN, ST LA
1 JE 20 A () B A e R AT AT A 3

(2) BRI Ems

KRB RFIRAT I A BOE B R e & i S
EVEMTAGE A7, B ARG RAR EH
AFHATIRE

IDIVE it

ARG ot e e T 2 ) o R B AT 7 I R M
fabr. WS HRPR R E R AR SR AT BT, DAk
HEA MM WS ARG AR

2) M

AR B L F EE S SEHORTT A Tk, SR A
A OGRS, SRR B BRI N2

FEATN AR A LU R A A R, IR AR L
AIVAEREL . EEACEIKT AR, DR TR
JEE b B4R T XU

3y IR e

() AMARCE: RTFERNEF@aBEET, 8Lm
TR ECE.  FIHZEREH A, e 20
ST R, RER RIS, Btk
B R AR ) (1 77 [ A . ARIEAS R K8 B P 7
FIMGGF AR B, B E . R
il R0 s, B (5 B R G B I R AR 7 1)
REE. AT MEBUR. WBUBUR LA K i 25 13 5 4
BRI, AR 2R AR R A - [ i s S il
TR TR, RAHERRHEMANRLE.

(2) WIRASHACE . A THEMRE, 8L
Wi E .

(3) FiFFIHIBCE/ N FFikdE: FEMARE A ZE
o, B LIRS E

AR AR A R 57 AE F G155 18] AR X e
P S tirds ok SR BB M ouicdiE RIS Siie iy
SE S i R R S ARTET 73 AT, SR 70 A A8 A el
W5 A Z A AL . AR5 A ZE KT R e R AT
ity bt AR TR AT B R TS H
77, AEfE FIAZE A BRI R [ G R 5,
M 72 B A IR AL A b 5 S R $ ot L ol
ANFFERE: BT A BB AR, B R
B~ A E

4. BPPSCRRIES BT AR

ARSI G AL AT RS T 0 M IR Atk E, X B8

#
p=|

12 W




HE B RR A 2017 4R58 1 ¥R

PSR U A SR AR G M3 R 5 FH XURS:
PRSP RS AN SR AT £ A U S REAT S PR AN € B 4
TIPS A BB E AR AR L 1 5T
A, JIRAEIEHIHCT KSR AT 52 R AT RE 5
ARSI AR

5. BUIEF B Hms

BOIE A A BVE S5 TR, BBt E Ny A A+
InsEAE G MBS, AT RE R E. Adke
Rz FUBU AR, ARGEFSE sl R IR
BB eSS, GRS B HEROLEAT
BGIEF B o

Il S B —ERRATENIERRIE (BUE) 2%
KIS IR GHIES, BT SRS

AR B P R, BT S I 26 K T T A
B4, ETINESRRET LS.

EEEIA b e A IR A

EEHEA o [ AT IR 0 T R A

§3 EEMFIEFrMESIHERI

3.1 EEMFER

Bhr: NRMC
- B 201741 AL — 2017 43 A 31

R et e F1H fﬂ F£3H31H

1. A S sk s -3, 807, 691. 49
2. ARIHF 9, 683, 485. 39
3. IR $5) 35 4 47 AU HA R 31 0. 0221
4. AR I G T E 359, 978, 234. 51
5. PRI S A E 0. 842

VE: L. AHFE 201741 H 1 HE 201743 H 31 H, EdRESWSIER A OIS MR A
w

WIEAE 7 B G A WIg A (il HE . JRERI3R45) , A

=

%o

F G B i 7K T AR T 514

2: AWCLI IR S AR SN BEBRaE . HfblloN (NS A SR ER S E) MER
FAR B F G BIAREL, AR A C s ai in EA A se i E AR s as

3.2 EZeHERI

#
p=|

biss
i
[\S}
p=i




HE B RR A 2017 4R58 1 ¥R

3.2.1 FREMESHBUHENE KR KL RIS R s R i LU

BB

FE KR
)

FEIE KR
RHEZEQ

NEaa e
AEWEEEG)

b 5% L
Yoo R pn itz
@

O-®

HE=MH

2. 81%

0. 68%

0. 82%

0.01%

1. 99%

0.67%

3.2.2 HEESARANURES RHPER KRR KL RN B #e o &

B

G.96% A

3.48% A

0.00% 4

-3.48% 4

e T PTG AR S a0 48 b A I i 2 4R 1) B stz Bon HE B

2015-05-20

)
o
e}
2
=
-
o
=

R T R s E T S—

LN R 1SR AR P I e C——

20M1E03-21 L T
e [ 0 [T = [ O A S B

FOAGA0-1T { oo e ey

¥
&

£ B E DA o — i Ag LR G

=|2oeos0al =

=
¥

§4 BEARE

4.1 REELHE (BERELFND) Fh

s L= P = [ S R A S
PO1T-01-21 b

FOATO2-2 bl

2017-03-30

w4

IR %%

FEATE G 5 e 2 IR

FEHR H ]

BN

EFF AL AR

B

B Ik
B,

2015 &
5H20H

15 4

S, HERY
[l B 52 5 7 Ll At 1

5 0 k12 ;W




HE B RR A 2017 4R58 1 ¥R

ke a2 JAT A B TR AR AT I
RiG A E WA IRA R BT
RETIE L5 R HEIEFAT
TPk PR TR A R BT 2
S e IR A AT BR 2
e AR A . RIEHE

FHRTE A A =k
S, BEE.
2012 4F 7 HIEANAKRR
A TR, SR EE
L L PR,
2015 4F 5 H &

2016 4 6 HATH gt
HfS 2 2 i i B VA
RE R B e i
ZH, 201585 A%
2016 4F 6 HAFHigEHg
SRS A 57 77 R IE IR 4%
e e
2015 4 5 H &4
AR 3G 1) R VS T
TREBNIE R R 4
R4, 2015 4
11 &5
RIGACERA IS
ENQAE e S asbLN

4.2 EENNREH N AR SEEEINFE BT 3

H I NAR WIS (RN RSO ERES 5 B 5 1k) Al Seik il
(BEaR) e, SRSt SNHRFA AR &, AMAESERSNHRA A
WIAT R, ARSI R AT 2 e A R K

4.3 AR GEURH
4.3.1 ARG H BERRATER

WG GEFHRREGEHRAFANPZHHEHEIEL) KATMKEIEL, A M. HE.
G NEEBHE TSR, MR Bl —Hin e, —goliin s 5B e S 5
IR AT AT THALIE. ArBEEHEVIT. o8 MRHEE, ZRA R SHEUITR
R, WREZHRLG— TREELHE, M@ R AT AEIIFRAHATH R

%6 U 3E12 7T




HE B RR A 2017 4R58 1 ¥R

AP G I B BRI RS . ik ise . W EC. SRE-FETE LTS, ARy, AR¥E
NEHIEE, B RGEEEATRHEZR (RIESHESN) KRR S . % TR AT R
R K3 5 A G PR i RSz 2E 5 B R RS ARG AL B XA SGAE B I Mg BEAT SR 4%,
KA FHT AN RBTE 7 AT RE IR A 22 54T N

A, A FAS R A AN R (8] B[R] 1752 ) A ZHEAT 1 A R AR IR SR, 24T T
RMMBBEA G X AR I Ay O 2 5 W o R (0 ST RREEAT 1 LR, AT XA 5 SRR
BEAT TS TRIFP U0 HT o ZAERL IO 152 B WA FE AR A P Sy S e i B 4xii . A R

AR, AFREHI L EOR, WA A AR R R 5 5847 7 geik b, d T il
BLER 22w BE P RLE B HE S 5 PR R 24 3 AT B A% 2 =] i B2 2R 7 DL R

Gy A

i
b

4.3.2 REZHIT AT

A EHIN, IrAERRAES 5055 AT SEN A H R RS 5 BB 1 358 Sy AT
PRI ZUESF 2 H AR %I L, X T — R . —Ziipil s 42 5 L ar
BEFEA AT 2 5 A R4 iE K HSZ B E L, WIS RERZ S ARG ] B ZOR AL 5 22 PR
BURIE OL B 7 LU IR .

4.4 REHNESBFKIEAZIE T

2017 SF—FFPE, MALTEis, MaMeEy IR, By ANE B TR, R
#7325 77 REAR LB 1 i b AR BT F R KR, B8 TR 4k S ST AT A AR 1 F AR, A
W o PR J5 T, SRIBRAEANE T, Rr R RTBOA BRI, AR B AT AR

IR B RIUNR G EAT, K. i T, — s — % ORI S K if i 1 5 )
SRV RN E SR

ARG AEAR A IR 3R OGRS 1. & PR i s B, #8087 ) 32
FONBRZG . T WM BT REIRIT R SR AT L.

4.5 HEPFAESFNLGRIL
BE 201743 A 31 H, AESGEHIEE 0. 842 7T (BiFE{E 0. 842 70) .« WEHIH AR S
WHEMKZ g 2.81%, T kSitbe It 1. 99 N E 2 A



HE B RR A 2017 4R58 1 ¥R

§5 BHHAEWME

5.1 REPRESH-HEENL

75 i H &% O 3 ST R (%)
1| B 271, 223, 560. 01 74. 80
Hrp: 5 271, 223, 560. 01 74. 80
2 | HEeR% - -
3 | EEl s 1, 579, 000. 00 0. 44
Hrp: iz 1, 579, 000. 00 0. 44
BE 7 SRR SR - -
4 | &R - -
5 | &RbATA IR - -
6 | FENREETE™ - _
Horpre SEW R ) SRR
S e
7 | BATIERRG B A & AT 39, 533, 975. 41 10. 90
g | HAdhBE 50, 257, 348. 83 13. 86
9 | &t 362, 593, 884. 25 100. 00
5.2 MEAREATW KRB EREHE
(R L5 AR Go) = ﬁgéﬁwm
A | AR RRS B vk _ _
B | KAk 7,226, 543. 58 2.01
c | #lE&k 181, 685, 548. 76 50. 47
) HLT. 37 R ROK A = R B B
b
| @3l 212, 432. 50 0. 06
F | R MEEI 31, 731, 573. 56 8. 81
G | ZdEiEk. g ATIEELLY 80, 562. 09 0. 02
H | (EEAEgOl - -
&R ARG BRI IRSS
Loy 45, 726, 844. 22 12.70
7| &Rl - -
K | ik - -
Lo | GRS 55 IR 55 784, 965. 00 0.22
M| BTSRRI 16, 930. 16 0. 00
N | KR PRI A st i B 3,668, 251. 32 1.02
0 | JERMRSS . BB HAR RS _ _
P | #AE - -

#

=

biss
i
[\S}
p=i




HE B RR A 2017 4R58 1 ¥R

DA R4 T A _ _
P& AN i S5 89, 908. 82 0. 02
S | &ZE _ _
&1t 271, 223, 560. 01 75. 34
5.3 MEHEREA RME SR ER = RE LB K/ R+ 42 BE R 5 4
e _ HER/FI1#E
pe | mErm | mEsn | NE W | AchE Go | Do i
Eeil (%)
1 600584 K H R 1, 580, 603 29, 841, 784. 64 8.29
2 300078 B EE 848, 078 20, 184, 256. 40 5.61
3 000028 252 256, 200 19, 286, 736. 00 5. 36
4 002045 E A 1,189, 100 18, 787, 780. 00 5. 22
5 002036 Qe 1, 029, 500 18, 325, 100. 00 5.09
6 300183 IR 778, 590 18, 203, 434. 20 5. 06
7 600867 BIARE 887, 718 18, 020, 675. 40 5.01
8 300310 A 675, 057 17, 254, 456. 92 4.79
9 600458 AR 1, 008, 425 14, 712, 920. 75 4. 09
10 600998 VAR 631, 156 12, 313, 853. 56 3. 42
5.4 MEWREGHES B ORAOESREHE
X _ HER P FEELE (%)
e %5 ARE GE AR SRR
1| xR - -
2 | RATESE - -
3 | R - -
Hordr: BURYE SR - -
4 | MR - -
5 | NkAEIER S - -
6 | HHHASEE - -
7 | ATEEA O AZ ) 1,579, 000. 00 0. 44
8 | [ANkAFH - -
9 | HAth - -
10 | &b 1, 579, 000. 00 0.44
5.5 WEHIKREA ME S ES R = EE HHR /M EERF B aT 2 SRR3R i 41
e . i _ HERF=1HEEL
Fe | mErE | gnen | BE GO | ArhE Go | D ;JJ(’; f”
1 113011 | JEREEfR 15, 000 1, 500, 000. 00 0. 42
2 113012 | S%5eFsfi 790 79, 000. 00 0.02
%9 T k12 W




HE B RR A 2017 4R58 1 ¥R

5.6 MG HARIEA FOYME ki 2 & F 7= 5+ LB/ NEEFF BRI +42 B SCRAESF B
R
T AFESAIREWIARREF A 5™ SCHFIESF

5.7 EWIRIEA SOME 5 2B 1F+E LB RN AT T4 5 S R B 4
T ARG HIRARFFA S8

5.8 MG HARIEA FOYME i 2 &5 8 L K/ EEFF AT LA BGE R BA 48
E: ARG WIRARFFABGLE.

5.9 MEARAE GBI KIBIA R 5 F o ¥
5.9.1 REWIRAL SHH KRR K Mt B4
T ARESAMEWIARRFTA BRI EL

5.9.2 AESHREBIYROBREBR
E: REREGRMNE, AREAS SRR

5.10 G HIRAZSE T EFIH RIS H 5
5.10.1 A E MR RBFEBOR

e WIEEESFEME, AESASHEBHIRLS .
5.10.2 & HARAESRH K E SRR 45 28 9 4
T ARSI R EEE4.

5.10.3 A3 EF R RN
VE: MBS SFME, KSR RS,

5.11 FFRHAESIREME

5.11.1
T A A S G 3BT 0 B A RS IR RAT BT B B D S SR A A A AR o G ) ]
—HENRBIATETT. TS

210 T St12

=



HE B RR A 2017 4R58 1 ¥R

5.11.2
45 B PR A AR R T T 4 R B v YA T S 4 [N S A 1 T B 2 A R
5.11.3 FEAMZEF=H R

Fs K e o)

FHRES 207, 167. 45

NSCIE 578 S 3k 50, 035, 380. 56

ISR -

MRS 14, 800. 82

R 2K -

oAb NG -

R -

At -

© |0 || o[k [w o (-

&1t 50, 257, 348. 83

5.11.4 5 HRFFA BRIAL T3 B B0 B mT #5535 BH 41

TE: ARG AR AR A AT 5 B ol 5 577

5.11.5 REWRETT+ B BREHHERERZRE LKA
s ARHE A WA 144 R S rh AR LB PR L

5.11.6 BEAGWMEERFASCFHABRR S
T AHEE TS IARRE, 5524 T ) ] R

§6 TS AR

B
i 5 AT 5 4 A A A 443,928, 426. 75
i A5 BT 1A 1) 22 45 ER D47 0 587,613. 81
U3 - ik R ST i) 4 A S [B] 4020 16, 876, 258. 74
5 AR B S 4R 0 AR B 8 (4 A gaks > BL” -
"IEF))
ik 5 W AR 5 A0 A 4217, 639, 781. 82

§7 ZEEBHEANBHERTREREALEESHER

o111 312 T




HE B RR A 2017 4R58 1 ¥R

71 ESEEANRFEEESHTRIFL
e AIREHIA, BEESEHICREA ARG,

7.2 HREEENZHEE R SRRALEEI 5 AN
e AREHIA, BESEBENRISHEA B EREARE.

§8 MK H RRNIMERRGER

8.1 MEWINE—RREFEESHILFIZR T 20%H1E R
FE s AR A ANAFAE B — BB A AN i L3R B BB 20% )15 DL«

§9 HAENMHFER

9.1 FEXMHHER

1\

2+

3\

4,

5\

o [ IE S 2 Y T3 M 3 4 v A AU M) SR T B VR A R SR P R < (R S A
TR A RS R B IR & IR R B A

o ARSI R 53 T VR A T IR SR BB i A P

HH AR AR I R R i T B VR A B UE SR B 58 2 e W S5 4R R AR R I

e I AE SR e TR BRI A I

9.2 fFJHHh
VTR 2R T X AR R B 68 5 2905-2908 % % 30 2

9.3 &EHTR
PGB AAR S B BEN], ATE ARSI A i S S A R A A

o=

WA HE: (021) 38789788 B 400-888-9788

NaE] Mk http://www. zhfund. com

FREESEERARAF
201744 H 21 H

o112 W oSt12

=



