KB IRER M SEE

2017 4

b,
[
|—a

512

=R G

20173 A 31 H

HEEFEN: KBRESEHARAH
HEFTEN: HEBRITRBERAH
WREXEHEHRE: 201744 H 22 H



KR TR0 2017 4£58 | MRS

§1 HEERR
ARIEGE BN E RS LEFRIEAR S SRR RRICE . =S VERRA BE K,
TR A A EL S L AERA VRN 58 BE PR AR AN 0l SO 54T
ARIEGIEE NP EIRAT R A IR A ARE AR GEFME, T 2017404 7 19 HEZ A
A PRI S ARER . (RN R A SR EENE, REERNEAEAERERICE. RS
R B BRI -
AREEGE A LS E R . B R S R N A R & 3, (B IRIERE S — €A
A
SRR SUF AR AR KR A KK, B AR A W AR08 DR ST AT 20 ] 32 A
2SN EE ST
AR IS ERR A W 1
AAREHIE 2017 4F 01 5 01 Hig= 03 7 31 Hik.

=
\S]
=
¥
=



KR TR0 2017 4£58 | MRS

§ 2 EE W

e 4 TR Ko T 5 1%

e A 000615

52 o A 000615

He BB E T L TIFFR

Fea AR H 2014 46 A 25 H

0 S AR B < 3 AL A 2,037, 722, 326. 51 1

b FEARUEA G 22 A PR AT IR AR AT IR ™, %
SRS ML S LB R T
—RBRCE NS IR MATR A, i
G S MBURBRA, g SR A S 1T
P51 % IR o
TR G E RS AR R B 1 A
BREGH . FahtEdabe. Yai R T ersF

R g PTE AN F) 2859 % 7= 1 T 5 L A1
SR B RS AR WA B A e A IR
EHSY. WahEIRis, WEWEESRTEHE
FIECBE . ARGE IR 2K FR IR
ARG BLET, 2B as H bRifl e N R
A SR AR .

Mk G b 1 BT RN R (BUE)
ARG N TNIAHES, BT IESRRES

AR 2 R AR AR PE it o, FRUEH XU FHUAC i (G T 2 A e 4
RGBS N SRR R4

A UN KL 485 FRAT BR A 7]

BEFEE AN A5 BRAT I A7 BR A )

b

=

s
i
(o]
=




KR TR0 2017 4£58 | MRS

3.1 EEWMFHER

§3 EEWMFIEHMESHHERI

B NRMIT
FHW 55 EbR WEW (200741 H1H — 201743 31 H )
L AW e scmlat 5, 167, 097. 66
2. AFE 5, 167, 097. 66

3. WIARIE ST A

2,037,722, 326. 51

TE: AW OSBRSS ARSI . BB . AR OS2 fe B AR ) 1
AR S AE AR AT ATAE A s iiiead in EAS A e E AR shiicat, it miis st
SRR EATALEL, ik, 2~ R ERSNGE A%, A O SC B R AAS I 1 e A0AR <5

3.2 HEFERI

3.2.1 ARG IS A aE 2 K 5 R AL 5 R Wi o 2R 1 LR A

NAsd=a e 301
A | HEdEE R | kS
BB Witz | ©O-6 @-@
O WEEQ | HERmEEO
@
HE=AA | 0.7270% 0. 0067% 0. 0863% 0.0000% | 0.6407% |  0.0067%

Vi A Slieat 2 Hois H 45 A A

=
EN
=
¥
=




KR TR0 2017 4£58 | MRS

3.2.2 BESEFAERLRE S RITHHMEW R RRS) &5 FINLS R A 28 R
AR B I HE

KB BV ¥ AT i A 5 vl 00 b 25 L A A MWL i A6 1) By S # LG B

Z014-06-25 -

2017-01-30
2017-03-21

T
i
]
=]
+
¥
o
ol

20
20
20

2
2

1 R IO — W LV R |

E: OFEGEFMEARLGHREEREOR: e, BIRE TEDA G5 1 5 MEATF.
R PRAERAT S FLAE R, RERIIIRAE 397 RELA (5 397 KD HIfZR. draftdol
SRR TH o BT SCRRIESE, PENER 2. PEAREAT AT KA R R s R
s TA.
QOFEENECHINEREEFRERZHIE 3 MAN . U, 505" i & &k
BRZIE .

=
-
¥
=



KR TR0 2017 4£58 | MRS

§4 BEARE

4.1 &L (BRELF/NE) fih

AL IS LFYIR | FHMLE
4 HR % Ui B
FEER H BT H MR
B, hEEE, KA
GUF L PR
KI T ot RE LAt . 8 aiER
TR A TN AL ERAT
. e Kl 2014 4 o TREMN, MNEMFRK
miigiEs: | 6 H 25 H BEHE I AR
BB 2009 4F 3 H#E A
BEerH ReEMARAR, 1
IBATIRBE 28 5 (R
el 7 YL i F 9T 1A

e O ERAEPHY, SR H RS 2 S seg R % B IR
@UEZE ML IR BT 577 B MEZR ML B2 GIEZR ML A A SR BRI BIAH R ALE

4.2 EENNIRE N A ZE GBI TE F LR U

AAREIN, ARSEHNRIET T QEFREEEE) « (KINT R Mgt ek
A M SIEERERAORE, DORSEE . B3 s 0 BEAE S B 7, B4
HABIE RS FTRTIR T, G MBS A AVERBRKRIR R, RIS ESGEEEM . e
R 29 AR MUE I L, JEIR 28 A R B R 53 B AR AN 2410 P Bk & U - R R s 0L, AN7AE
PE RS OB A AP AT N

4.3 AFREGERHH

4.3.1 ARG H BERIRATER

WEHIN, RESEHNHEIAT T GEFRRESEHR AR AT S H EETEL) M

%6 U1 k18 T




KR TR0 2017 4£58 | MRS

(R e E A RA R AT EHH L) BIHE, NRBBERA RS T AP,

AT B BN AR AN R I BT A 5 Z TR TF) H S A1 52 53, 0 RV 52 5 i) A 2230647 5 AT
SEMIH R AT AR o ARSI IOy, A e BT Bt 4L A 1R 22 5 i 224
FEA LG A, S5 RAF G A S BRI 2w i BE A RILE

4.3.2 REZHITNRIETUH
WEHARKIAR R EAAERE LT N, BARAEES S50 5 AT 5N R H RIA5E
Gy AE R (P BN A By B AZAIE 95 24 H RSB BRI G

4.4 WREHNESETREABIES T

PR L, EESURERETS, RumiiEd, BERFZOmE: BN X SEE bRk, VEE X
I WNEEEBGAs Y . BN, EMEFEEE R, (AR E L R, —Zth
FEARSEC K BRI N, FOEIK VA RAIE AT 1 R, AT IRMBORRE, ATl ERmne,
BATTHIG B R MPA %K), BARMSIMERK. FIWRRAT, SRR RZD 11T, TR
AN+ SR BE 25 M0 AA 2[RV A7 S i R AE 4. 8%

M BA LG 1 FEERHR R, A VE IR0 G AT L2 1R o U, @ I SR [RDLAE 5
IR, REPEAE AN, Wit 2017 4 2 FEGRE NG R TR T, HSpuE
FARS o BATTRE AR 22 55 A T S BUR I AL, &R ATCE, JERmIME. BEEERA
W =2 1)1l

4.5 EANEEKNLSRI
AN, AR EEILEEE N 0. 7270%, a3l 35 24 0. 0863%.

4.6 MEANESTFE ABEZE ST = HEME R A
ARG AN, AE4H 2017442 H 7 HES 2017 4F 3 A 8 HIbiEL: 22 N TAEH H 4%
HER T AR TR T Fot.



KR TR0 2017 4£58 | MRS

§5 BEAGHE

5.1 MEPRESH=HEHFMR

5 7 3 4 S B I L A
T i H SH (I8)
%)
1 [i] 72 WAL A #% 1,801, 848, 063. 66 80. 49
Hrp: fiidz 1, 801, 848, 063. 66 80. 49
B SRR -
2 ‘ I 29, 115, 284. 56
SENIREE G Rl gt 1.30
Hodr: LW Bl 2R
o 29, 115, 284. 56 1.30
SR B
3 ITAE ARG R & AT A1t 401, 095, 130. 09 17.92
4 HAh %t 6, 404, 577. 95 0. 29
5 ann 2,238, 463, 056. 26 100. 00
5.2 &GRSR BIER S5
Fs iH H ISR PR E A R (%)
1 |5 BA P55 R D il 5 4 0 3.05

Forpe K Im] g i % -

b B G TPV E R ) (
s |TiH &R (J6)

2 | IR R [B] A 5 AR 199, 979, 500. 03 9.81

Horr: SR el R Bt - _

FE: 3R P 15077 [mI A B AR 00 o 2 4 BV EL O L Dl T BT P A 58 o L RIBE AR B 1
L LE A 0 P A

=
-
¥
-




KR TR0 2017 4£58 | MRS

5 IE B I 3 2R AU 3 & 5™ HHE K 20%H1 3
VE: AT AR T A U0 IE IR PR B8 < R AU I B8 7 1L 20%.

5.3 EERRAGTHRARIR

5.3.1 BRA S FHIRRIREATFI

it H KA
e IR BT A T 298 A2 IR 101
e I $ B A A S 3 AR R A 106
T A BB AL 5 22 R A U PR A (A 14

WMEM AR BA S FHIFRBREL 120 RIEHL Y
TE: ARG AR A AL PR AR R OR R AR T 120 RIHE L.

5.3.2 $REHIRBH 4 &-FE5 R R 2 A Lol

ARG A T | SRR S 2 B B
ERIEEH] o) FIEEB] (%)

B 5 1253 AR SHIRR

1 30 REAAY 2.95 9.81

Horr: RIRAAELNEE
397 RN Ai

2 30 K (#)-60 K - -

ok BAAESEE
397 K AR Mt

3 60 K (%) -90 K 64. 05 -

Horb: RIRATEIE L
397 RHTF B F A

4 90 K (£)-120 & 9.76 -

Horr: FIRAAELNEE
397 RN Bh A2 A




KR TR0 2017 4£58 | MRS

5 | 120 R(%)-397 K (&) 32. 77 -
Forpre A7 L

307 R SR 7 7

&t 109. 54 9.81

5.4 HEHNBRERAHE FHRKFSEEET 240 RIEA A
VE: AR ARG W LA IR R AR R R AR I 240 KL

5.5 MEBIREGFMFI T RBFFREAS

\ B 3 R P IR L )
Fe 355 AP PERA (8D
(%)
1 E K57 1, 000. 00 0. 00
2 AT S - -
3 S Rfrde 210, 442, 278. 70 10. 33
- 210, 442, 278. 70 10. 33
Hodr: BURYES R
4 LA g5 2,966, 216. 61 0.15
5 o - -
5 A R Bt
6 R A S 4 _ _
7 [i] MV A H 1, 588, 438, 568. 35 77.95
8 HoAth _ B
9 1,801, 848, 063. 66 88. 42
A‘+
=2
10 | BRASIAE 397 RETTFS) - -
F 2 A5 55

%10 71 18 H




KR TR0 2017 4£58 | MRS

5.6 REFIRIEHER LA 5 2 S B F+E LA RN HEF T+ 42 B R B4

\ ‘ - P S ORaE
Fe ARG fFLam | fiFfE 5k AR A ()
A (%)

1 150417 15 &K 17 1,000, 000 | 100, 128, 442. 47 4.91
17 BB AH

2 111793253 F M ERAT 1,000,000 | 99,170, 197. 48 4. 87
CD002
17 HEARAT

2 111793316 1,000, 000 | 99, 170, 197. 48 4. 87
CDO12
17 HMEAT

2 111793309 1,000, 000 | 99, 170, 197. 48 4. 87
CD022
17 W 54T

3 111793242 1,000, 000 | 99, 170, 123. 36 4. 87
CD025
17 AT B

4 111793192 B ERIT 1,000,000 | 99, 170, 048. 43 4,87
CDO15
17 THARAT

5 111793285 1,000, 000 | 99, 166, 491. 39 4. 87
CD020
17 & fite—

6 111793224 B 1,000, 000 | 99, 164, 712. 42 4. 87
147 CDO12
17 5 H4RAT

7 111793270 1,000, 000 | 99, 161, 080. 38 4. 87
CD025
17 A AERME:

8 111794670 REIT 1,000, 000 | 98, 857, 559. 47 4. 85
CD008
16 # M ERAT

9 111682677 1,000, 000 | 98, 808, 654. 85 4. 85
CD037
17 A AT

10 111793208 B 1,000, 000 | 98, 068, 784. 60 4. 81
DV ERAT

11 5 318 |




KR TR0 2017 4£58 | MRS

CD035

5.7 ‘BT RN 5 WRBAIE"H e KNEESRE#ER W=

HiH i 25 175150
et 3TN Al 23 2 [ 2 HELTE 0. 25 () -0, 5%IR] (1 7 4L 2
RS U A A 125 P2 P B e 0. 2520%
5 ST PR 2 T P B (A ~0. 0617%
et BT AR AR i 25 5 1) 40 00 FFD 57 P 2 0. 0894%

e P 00 S R I A XHELIA B 0. 25% 1ROt Ui B
Vs AR AR TP A 2 B R S E (R A (LI B 0. 25%9 1 4L

25 1 P9 I P R T B X ELA 2 0. 5% 17 Ui B
T ACHE G A A5 P R A L AR S P O A% (R B 0. BT 9L

5.8 MEHARIEA FOYME b7 2 & 57 5+ LB RN EEFF IR 42 B SCRRESF B
B4
T ARG HIRARFFA 5™ SCRHIESR .

5.9 HFHAAREME
5.9.1

AT AR R HER AE, RIS R AN AR, A2 SRR 3 525 F8 H SN FR) i
W5, AERRAASINNMEE, FHIHESR . A ARATIZA R 32 5 1 6271
BRI E R G R . ARGl A H o LS S B EHEL IR A 4ERRAE 1. 0000 JT.

5.9.2
A N 2 R R+ R AR TR A RAT B ARG E AT M, BEAR S i H AT —
FENZEEATFETT AT, SRR UM IR R R TR o

% o12 T 318 H




KR TR0 2017 4£58 | MRS

5.9.3 HARBE IR

o RS & G

1| A RIESE _

2 | BIWCOEZEE K -

3 IVLA&PSS 6, 404, 577. 95

4 | YRR _

5 | HARIGK -

6 e 2 -
7 HoAthy _
8 ann 6, 404, 577. 95

5.9.4 BB AR E ERF AL TR 2
DY & TN B JRRT, 302 5 2 00 6 T B A7 R R %

%13 T 318 Hi



KR TR0 2017 4£58 | MRS

§6 T AIEEH R

B
i 5 BA AR5 4 A 0 35, 337, 064. 23
i 5 TR U ] 5 4 A N 00 2, 090, 789, 207. 87
i A5 B H ] 2 4 i B[] 4 0 88, 403, 945. 59
i HA A R I 4 4 B0 i 2,037, 722, 326. 51

%14 T 18 T



§7 ZREEENCHERTREREAE S5 WA

T AR AR B BRI B R R AEE.

=

%15 T Ft18



KR TR0 2017 4£58 | MRS

§8 MR EE RRHFMEEER
8.1 MEWINE—BHERFESHILAE R BT 20%H1E 5L

# A I R B e miAR Ak i I A AR KA LIS
% #AH] I I =]
KRS aitt
| F =
ik 3 B3 I FrE %01
K5 g gl 110 54
20% ) B 18] [X 8]
il
20170101-
1 30,025,285. 30,034,924.
20170106 9,638.85 - -
51 36
20170120-
P) 0.9871
20170308 - | 20,112,242.56 - | 20,112,242.56
Ml %
14
20170109-
3 25,020,617. -
20170119 - | 25,020,617.46 -
46
20170309-
4 2,004,673,083. 2,004,673,083. | 98.3886
20170331 - -
13 13 %
7= R R

UL B BEAT KBUBE BT, AT REAFAE LR ARG XU«

[N ki e s

AR e < 1 JELINT 1) PRI RE TG IR AR I 8 1) B 7 SR T R RRURE (], <O (o T A PR, AN T W 1 2 T W
— 2 R Ik XU

2+ EIYISOAIE [T B 45k [m] JXL

A O AT LA K B B 20% 1 B — $ B ORAIURE (| 51 A 1 EAUREm], < BN AT REAR AR
(REEFD) K205 € o HEWI SO AT BT W sRES: 2 AT H PLE CGEA%D kA BRI
[, g B BT RERIE (e a ) ML EBHFE I S B g, SRR BB 8 [l /0 2

I R

%16 71 18 T




KR TR0 2017 4£58 | MRS

3. WCaR FR P BN R

ORABIUSE [m] 2 5 B BN A8 9 B UE S DA A kB e [l PR 75 2, T A < WS i 28 52 B AS R R )«
4. B2 IR XU

R RUISE [ J5 A < B P RSO /N, T S B0 20 0B 32 IR T A e S Bk B R 20 5 A % 8 H 110 3
RN

5. FE& G RL ISR AR

KA I W] B 2> SRS BT O /N, AR S AF LI 561, IRIEIRES AR E, HiElhE
L BV 7 SR T IR

8.2 M HEIENIMERER
VE: AR A JC R £ 5E  pR SRA Hofth A R

17 T 318

=




K THERRT 2017 B4 1 ZZEWRE

§9 FEXMHER

9.1 FHEXMHHZ
Lo AR ENIE NS 2 VP rT K3 T8 = 08 i 3% 3 & v ek
2. (KW TCEFHRMTinEEESEEGH)
3. (KIRTEF I MlipE&fEE 10

5. FEGEB NG BRI B LR
6. FEEILE NG AL B
7. A R 2 R e SO

9.2 fFHHL &
I ZRA G THE H X 25 H % 6009 23t AL i 4o 41 2

9.3 EFFR

BB AR I AR RISR G _EIR AP i G SR A B, A BRI, AT I ACHE A PR
HARAE G

HifHLTE: 0755-23982338

%P RSS HLiE: 400-8868-666

W%k: www. ccfund. com. cn

%18 T 18 i



