HAMERGERERSHIEFRRES

2017 4

.
e
f—a

512

=R

20173 A 31 H

HEEEN: BHRESEHARAH
HEFTEN: FEBITROBERAH
WREXEHEHR: 201744 H 24 H



FHERIGEMBIRS 2017 45 1 ZJERE

§1 EERR

R EHNNE S LEERIEARS ISR A R RICE, R IR B K IgR ,
FFxs FC A AR FCSAE L AR PR S8 R AR AN ) S DT

HEFEE N EHAT I A IR A RIEA G S FRUE, T 2017 4 4 7 18 HEM 7 AR S
T S5 fahs . AR A GG F WA, RER N AN ERILE. R FVEMRE R
HEKIN.
B E A LRSS B 5 0 R U AE BLR IS 2 e 98 7, (A IRAIE SR < — e &R

tht

HEE AN S AREHARLI . BT KUK, S8 08 7E M BB R A0 LA 4H Bl 35 A4
RS .

ARG P 55 BB R 2

AWEWE 20174 1 A 1 Hilg% 3 A 31 Hik.

§2 H & RBEN

B4 TR TS RIGACE IR &

oG 001334

AL (N BLITF R

A FAMH 201545 H 20 H

i IR I A AU A0 1, 035, 310, 355. 08 {5
TEAG 258 i 20 G U I DR R I B PR IR AT 2

i SARER T, T A T BT R AR, s
& K AR A
AREEG R RS EAH A TR T E N
SUANER T R EES, TSRS
JRUISSE 5 20 08 7= (1 TR AL 2 5 RV, 40 L A5 B

B il E R S iSRRI, 7R

) TRFR R KU KPR B e Bl b, D548
WH AR EE. thoh, ARESH Rt
17 SN A W P L BRI 4%, S 3
0 A (1 TR 2
b o REES DS LB R UE . N R T =4 e 1]

ARG GHFRIZ B +2%
REEG IR AT S, LA 35 R AN 75401

R ZA 4 AIE AR T A &, m TR 4,
temtigmEs.

B AN R A BR A 7

BEEFEAN HH EERAT B A PR A #

%2 U 3k12 ;0




FHERIGEMBIRS 2017 45 1 ZJERE

@ I A ) FE A TR R T FIEE A M FIZE C
@4 I A WA G AR 001334 001503
5 BAR T 8 23 20 35 4 1) 4y 4L i 1, 035, 310, 355. 08 1/ 0 {4

T AIESAEZ G AT R GRS EHME B RS ST, ROy “BiTME” .

§3 EEMFIEIFNESIFERI
3.1 EEREIEIT

B NRMIG

FEW 5T bR WEM (2007 1H1H — 20073 H31 H D
A 77 F 8 A

1. A S 10, 231, 127. 10
2. AR 13, 430, 304. 85
3. BT 38 3 & 43 AR R 0.0130
4. IREE G T =1l 1, 114, 991, 749. 02
5. MRS A E 1.077

T LA s B as fa i e A A EON . Bestdicas . HAtlON OR5 2 fe il A2 shiieas) $rkR
FH OB 5 R AR A, AR SR A 30 8 S i _E A 2 e (AR 3 45 2

2. Frid i e SHEAR A AR NN 5 S G AT, Th AP e Pl i K122
T ProIey.

3 AME N, BERA NTCRA A C RAH,

3.2 EEHERI
3.2.1 AMEWESHFIREN KR LS RS B IR 2R K R
R A A
[ WEME | BEEEE | USRI | LSRR | -
B % | mezo | maze | smmeze | O 9 | @79
EER=PN
A 1.22% 0.07% 1. 09% 0.01% 0.13% 0. 06%

=
=
¥
[\
=




P 7 Ml % RUEIC B IR A 2017 AR5 1 AR

3.2.2 HEEHRAEKURES R IHPEN KRR RES RNV S B ARl s %

BN L

P 77 A FEA B TP E R R 5 R 3]k 43 b s A WA R 2R 1 [ S B A R I

9.00% o
J‘f’
 8.00% e .
e g ¥
1 e i A
a: 7.00% o ol ;
L e Ao\ v
J.i-l ,-—"J M-'—’ d\'\l (f
2 6.00% L o s
= 500% e ~
e i i
'__.1 ___.—"'- "-—"
:
s 4.00% e vu”f\
24 il e Lo
&0 o/ s Y
= 3.00% oy =
= T v
ﬁﬁ P« il
= 2.00% L
j:— NN
i | ekl
1.00% i
L
3=
0.00% =
(=] [} [ex] — (=] (=] W (=] (] o (] = (%] (=] o ['x] o (] = <
= o o Q Q = o = o o Q e = L o o o Q e o
w [i=] = (=] (=] — ™ — (v} ™ W (=] I o o =] - — (%] (]
£ 3 9 3 % 5. T 2 £ 2 =3 . = L 2 kA B L L e
W W w0 W (s} W w0 [i=] [i=] [ =] =] [ =] =] (=] =] (=] [ =] - - P
L
=] o =] o (=] o o o o o o o o o =] o (=] o o (=]
[¥] ('] [¥] ('] (¥} ('] ('] ('] ('] o (&'} o (&'} o ™ (] Y] (¥} (¥l (']
|— Bt SRR R — B R
o o SERA R - 1o 12 = = i N A= o
B 77 A FEC B b 19 E G 1 2R 5 R 3 b gt b e B v WA 3 S A ) s A A Ee P
2.75%
« 250%
5
B 2.25%
e
.
25 2.00%
HE
5 1.75%
= 1.50% /
=7 1.25% [
3 f
A |
o 100%
ek '_J"
= 075% / R
i r‘lkﬂl"jlnﬂ ||'-|rI
= 050% % | 1
B 1 | JH-J
0.25% ﬁ 1 |
; T
il
DM%J' 1
= — o - — =T = o w ] ™ w [=1] — ['x] o (] 0 oo =T
S o o o o Q e = i i o o o Q e Q i & = o
['=] = oo o (=] ™ — (v} M d‘ W ['=] = (=] [=] - ™ — (v} [w]
B £ 3 £ 7 7 e = 2 . = 2 £ . = A% 5 L Lo £
W ['x] w0 ['s] W w0 (=] =] w [ =] =] (=] (=] [i=] (=] [i=] w - - =
L
=] o o o o =] o o =] o o =] o (=] o (=] =] o o =]
[¥] o ('] (¥ ('] [¥] (¥ ('] [¥] o (&'} [¥] o ('] (¥ ('] [¥] (¥ ('] [¥]
‘_ Rk Ei BRI AT % — BRI H IS

E: AIEHIN, e N ARSE C K hHl.

=
EN
=
¥
[\
=



FHERIGEMBIRS 2017 45 1 ZJERE

§4 BHEARE
4.1 R&2H (HESLFPH) FHH

YT, =
14, 1 EARFE SRR | uEFHEL -

IR H 3 2AEH FIR
F TR A B R 5 220

e WRORRINEE RS R
KR AL, B
G MRS . AR
T E BRERAT AR N 4T
2003 4F 4 HIMA\FE T 54
EHAMWRAF, P
WEIE IR B 7T = B AR 7
BT S S EME, L
JHR G B M B
IAT A5 % 0 ) B
2007 4 12 A & 2010 4F
10 A, 84Fw 7 HE Al
PRTN E@ﬁ%ﬁ%ﬁ%%@o‘
i | as | 2O0F g | DWFIZAES, R

5 5H20H WERG FE 422 T, 2011 4F

6 H&4, ERITIRAES

ZH; 2015 -4 AES,
R TR R 2 3
201545 H &4, {EET7
FIZER 4T, 2015 4F
5 AZS, M F6ESE
23 2015 4F 12 A& 4,
1R 7 B RR A 4 20 3
2016 ¢ 1 H&4, fEET7
an AR AL 4 22 2
2016 4£ 9 H&EA, {TMTT
BRI,
2016 4F 11 A&4, {7
IR LI,

W L RS GRS, K AERAM” MRS G RANH, CEBEN iE A
PR RE ORI L, N A RS, AERAM A BT S B SE  F
PR OIS T H SRR H 3.
2. AESR ML 5 SO AT B 22 (IES Ml A 3 8 A R B 5) AT ML o
4.2 BEANRE N EZE SN TERH LKA

ARG, ARSI HOE (PR RICRIENE SRR E%) A KRN

%5 U k12 1T



FHERIGEMBIRS 2017 45 1 ZJERE

HEER A (T HE R E R G MO IR SR G S ) MHUE, REWREM. B
ST S BN IS P R < B 7, AR PR P KU I AL b, DR B AT N TSR B K i
ARG, B ERASEG, BHMEEEMIRA AN, RerRmu. "okt
Bl SR B G R G I S R S R E

4.3 NERHEHURH

4.3.1 AP 5 ERHATHELR

AREIN, AESEHANAEPT QEFRRREGEEAT NP5 ERTER) , 7%
HEAH S BE AR, R RGN A 5 A7 SR Bk 55 3R AR AL ) AP AT, AR
T B A e e AR B AL A
4.3.2 REXBHITRIETH

ARG T ARG NAMAERELZ TN AMEPAESERANERNIAFREAGSS
(58 53 BT A TF A [8) H 2 1) 58 5 AT 3/ () B A2 By e il A IE 2 24 1 SE 1K) 5% IR A2 5 (L
N, TR U R e 32 AR R P R S A s 4 ek o P
4.4 MEWAZEZSEF FRABIESHT

2017 4F—ZFJE, ZHOREKE P PIIELT, Wl MBIBE M. ERRME 3 T TIng,
MAEX —FAAEIER Mm@ AR, WHxitcafm 7w o mi. SitRaEEEr 3 A
Uy PMI %86 51,8, Bk MmEE. K. HAKRSIEEILT 09 4 LSk b E .

— RGN AR . FIESRIRICT 3222, BL EFER Bk 3. 8%; QLERIECT 1907,
IR 2. 8%, S BIESE T RIS, KERIL TN

—FERF NSRS . FME. AAE 628 35 L R EER AT 20bp,
30bp.

B A EAE A, AapiARae g, WAE—FEEEHRIT T RE AL £ BTG
Rz ORI . L. B2 2bbrfm e, FNBRSG R AEG NS A RIE
AKHIE B TEN. WRRERCRKRE, —FEAIEGRBCE RIS 7 AR . Sk
FE, AFEGUREA. SRaitE. SRR BT 2 AL AT AT I BRI IR 7 R U s
fEfZF TR R HI EATE ST, AREHTRAM. SRR ORIE, #EZ RN,

JEH TR, BADE T RFHETR AL . BATE I RO B A BE B 7 SR AW 527t
e BB RO E Y, By SRS B o LU R R . R U A RIE_ BRI SRR, R

o6 U1 k12 ;W



FHERIGEMBIRS 2017 45 1 ZJERE

BT AR ZE S 3 IO . BATUCONARRSE R T 5 B B L AW, el B
RIS PR T TSR E R R RCEAM L, RIEE R s~ i E AR, Bl E,
1S B MR B W LURER . R, AR EFM @R AL, BT ARKRE R
P B B S B L AT R R T 2 )

HATE PR I EE IR E TG SRAWE T B EATFZ AT RHEIEE, 2016 F
12 H, #ORBEE SIS A2 RS BT BN, RATRESA TR, HGE
ORESE B2 el PG IR A7 o SRR ORI AT Ml B8 s P AR iy B G, W SR8 FE AR 4R 10 £ 2R
Ny VLRSS — 37 s 5= 2, Wiih 2017 SR I 4 TGRS R &SR E . s,
A BN MSCT RAIE I IE N 58 T B AMUABIB F B0 A EAVSSE, 45 A Bk Bt & .

FATNA, A BAERSRB™ A I TEG AR B, B4 2017 EBTT IR IL. A IR C A=
R I i R T AR B AR AR, R A R B SR AR A BB IR AN SR
MBS . A2 THUBR A LRI N, DL R IR RS, BATANRME. kst &
AL BER SRR ARG ER B, B XA R I
4.5 WEMNEEHLHED

2017 SEH 1 ZJ%, MUTAER A JEE e HEIE K A0y 1. 22%,  [AIHDL ST AR g KRy

1. 09%.

4.6 WMEHAREERA ABERE ST HETRE A
To
§5 HEA WS
5.1 HEMREEH-HEHRL

F5 it H &% o) RS BB (%)
1| BB 123, 335, 857. 45 10. 16
Hrp IR 123, 335, 857. 45 10. 16
FeEH Tt - -
fi] 5 Wi 7 AR T 1, 065, 603, 239. 80 87. 81
Hodpe fiiZr 1, 065, 603, 239. 80 87. 81
APRES & SRl - -
Dkl iy - -
G AT A AL R - -
SENIRE SRt 3, 500, 000. 00 0.29

Horre SR 1) S R
&R B B }

7 W 12 W




FHERIGEMBIRS 2017 45 1 ZJERE

RATHA BN F &S5 6, 612, 886. 66 0.54
HAth 557~ 14, 500, 688. 35 1.19
&1t 1,213, 552, 672. 26 100. 00

5.2 REMIREBATI D RIOBREREAS

5.2.1 REIRBATW D RIIBARERRAS

A5 1751 ARME o) o B 4 R 1 E L B (%)
A | AL ARG AR el 43, 520. 00 0. 00
B | KA 507, 000. 00 0. 05
C | Ml 60, 603, 659. 68 5. 44
) . #T7. RAR ROK A=l
HER 2, 788, 956. 00 0. 25
E | &yl 1,507, 100. 72 0.14
Foo| iERMEE 18, 106, 108. 00 1.62
G | ZiEEH. g mrEL 3, 742, 606. 89 0. 34
H | EEmEDk - -
. 5 R AR BRIk
Al 444, 500. 00 . 04
T | ER 23, 147, 788. 82 . 08
K | ek 4, 139, 292. 00 37
Lo | FHGE RO 55 AR S5l - _
M| BEEEEF AR R 5 - -
N AR BRI 20 it A B 2,374, 726. 88 0.21
0 JE B AR SS  AG BERD HAth AR 5l -
P BE -
Q BAEMAESTAE -
R A AR E R R 5, 930, 598. 46 0.53
S ey - -
it 123, 335, 857. 45 11. 06
5.3 WEHREA RYHE GRS F=3E WK/ NERF BRI T2 B =8 5t i 4
v
el R BEAH | HE (B | ARiE GO gﬁﬁfz f’
1 601166 SH Yol ARAT 601, 300 9, 747, 073. 00 0. 87
2 1000786 SZ Bl §E 0 %) 630, 400 7, 810, 656. 00 0. 70
3 | 600153 SH AR A 641, 100 7,032, 867. 00 0.63
4 |601098 SH o R A% fE 304, 718 5, 475, 782. 46 0. 49
5 | 601169 SH L ERAT 530, 000 5, 093, 300. 00 0. 46
6 | 000895 SZ MK e 224, 447 5,061, 279. 85 0. 45
7 1000333 SZ eIk P 151, 069 5, 030, 597. 70 0. 45

s

H]

8 ml 12 T




FHERIGEMBIRS 2017 45 1 ZJERE

002242 S7 JURH B3 262, 000 4, 818, 180. 00 0. 43
600511 SH ] 24 1 4> 132, 200 4, 433, 988. 00 0. 40
10 | 600741 SH SR 7 220, 600 4,017, 126. 00 0. 36

5.4 REHREFRSF RIS RNAFRRAS

o 5 ARHE G i 4 B PR B L) (%)
1| Ex bz 998, 800. 00 0. 09
2 | BATE - -
3 | SRR 80, 820, 300. 00 7.25

Horp: BURME &R 59, 964, 000. 00 5.38
4 | Ak 269, 272, 139. 80 24. 15
5 | kAR R 340, 093, 000. 00 30. 50
6 | IR 60, 431, 000. 00 5. 42
7 | AIE CRTAZ R 5, 499, 000. 00 0. 49
8 | [ANkAFH 308, 489, 000. 00 27. 67
9 | HAh - -
10 | &t 1, 065, 603, 239. 80 95. 57

5.5 REFHARIE A SHME o HE ST 1E LI RN HEFF BB T4 S5 8L B A 41

s . - . b 34 B
Fe ARG 555 44 Fx e G ARME O *0
tel (%)
1 160414 16 KK 14 600, 000 59, 964, 000. 00 5.38
16 B 5%
2 041662027 500, 000 50, 200, 000. 00 4. 50
CP0O01
111 4 17 R 4 4,34
3 79376 7 D049 500, 000 8, 355, 000. 00 .3
4 111793784 LR 500, 000 | 48, 350, 000. 00 4. 34
1T CDO74 ’ ) O P :
5 111793272 LT AR 500, 000 | 47, 845, 000. 00 4.29
4T CD038 ’ ) O T :

5.6 REHRIEA YA 5 S F = HE LB HEF BT+ 482 B P SCRRESF 8%
B4

T ARG ARG WIRARFFA 50 SCHRRESR

=
O
=
¥
[\
=




FHERIGEMBIRS 2017 45 1 ZJERE

5.7 MEHRE A RYME G 2 ST HFHE BN HEF IR L4 R &R A
T ARG ARG T & mBT .

5.8 REHIRIEA FOYME o 2 & 57 FE LI K/ EEFF B AT A2 BGER % BI 40
T ARG WIARRFARALE.

5.9 MEWIKRARESBH AR 5 B A

5.9.1 REHIRAL SHH HRIE R MR

T ARG AIRE WA ARG BRI

5.9.2 AESHRBBIRIBEBR

ARSI GAEBAT AR BT BT, RATBRBIVELF « A RN BT &40, I XHIEZR 37 A1)
T TR, 46 BRI ST e i B SORIL S B (E KT, ST B AT UL,
I 2 Sk B Sk B W DR S HS AT B QR BUN R R AT . S8 B K 7870 5 B B da 30
TRt . RLAN IR SRS PEARAE, 3 FIBCHE B0 b R G RS o X RS DL IR B A X
Bz, PR PR S [ 5% R P S AT A o B RCAT AR DO B AR F 58 4 5 (R B A XU F H )
5.10 REHIARAE SBH I E FH 5230 5 F 0 vl B

o AREEAIREWIAR TG B U

5.11 BHHEGREME
5.11.1

Lt
Bz

AT G BB AT+ RAUETR R AT TR M M T RS, e i H A
—HENRZBINTHETT. ARSI
5.11.2

ARIESHFFET T2 B A R4 A R e 1 & I I 52
5.11.3 HAE =R

=7 A 255 (58)

7 HARE S 37, 703. 94

N IRCIE 257 Bk 1, 787, 496. 16

RSB A -

IVl 12, 675, 092. 83

IV TR 395. 42

FoAt UK -

R _

CO |3 |O |01 | |W DN |

FHoAt _

=
S
ﬂ
¥
%)
p=i



FHERIGEMBIRS 2017 45 1 ZJERE

9 | &it | 14, 500, 688. 35

5.11.4 REWREH BT 7 BT 5577 40
T AR AR WIAR RS A T3 I I AT e e f5i 77
5.11.5 WEHARFTTBREHFAERIEZ RIBLK A
T ARG ARG AR AT 44 I 5= AR U 2 BRAB 1O o

§6 FIHAZESHBRZ

LT A
H BT HE A
s BAHAA) 3 4 1 A0 A 1, 039, 483, 199. 92
2 B30 A 3 4 S ER 4y 5 677, 371. 36
ok T 5 30 30 V) 3 4 T [ 43 i 4, 850, 216. 20
0 HA MR 3 5 0 A B B (A B
DL -
5 A A AR 3 4 1 0 A 1, 035, 310, 355. 08
§7 EEEEANZHBEBEREBRELEEBN
7.1 EEBEEARFEALESHTLHER
e KIREWIR, ESEFARFAAILEHH.
7.2 ZREEBENCHEERERBEAEESR 7 HM
FE: AREHN, EEEH AR B 8 S AR RE S I
§8 MM FHH RIRK M EEF R
8.1 MEWAR—HTWEFTEE SO IR EHET 20%HK1E
2 HA N B FE S AR AL 1 10 WA AR L1
VR 5%
BEER | | wwmepmms | |28
AU s i 2onn ot ‘ B | L
= o 1170 |
&) [X. 8] e |
o
IR
1]20170101-20170331 | 499,999, 000.00 | = |- | 499, 999, 000. 00 48. 29%

o111 312 T




FHERIGEMBIRS 2017 45 1 ZJERE

21 20170101-20170331 | 499, 251, 744. 03 499, 251, 744. 03 48. 22%

77 i REAT AU

I GAFAEFF A B DU IE 209103 D B N, FERFE LBl Ll R i sm 26 AF R, A e Bt
A%%Ué@h%&ﬁE%%ﬁﬁF,%%@ﬁﬁﬂ@ﬂ@ﬁ%%@@&mﬂ@o

VIR A S LA FE BT AT 5

§9 HEEXHEF

9.1 FEXMHEF

1. (P AEE REBCE R A BRI e aF) .
2+ (P A RERCE R G TNER SR B SR E ) o
3 P AER R HC LR A TR R Rk 4 2017 AR5 1 FRPEAR S SRS

9.2 FFHh 2
RN T A X AR AT AR e — B /S 5 Bl 55 K8 31-33 )2
9.3 &ERHFTR

http://www. nffund. com

=
%)
>EH
¥
%)
=




