o

2017 4

_A

FE

%ﬁﬁ%ﬁ@ﬁﬁﬁ%%ﬁ

iR

201746 A 30 H

HEEFHN: BEFERRELEHAFRAF
HEFTEEN: T RBITROERAF
EHHBEBA: 201748 H 25 H



HHFZREROR T 2017 FFF BERE

§1 EERRLEZR

1.1 BERR

HEEHMANEF S, EERIEARRE BRI AR RICE, =PI L
R, XL R B S v A e M AR AN B BOERT VR TR . AR
FEEMECE =02 U P EESTRR, IFHERKER.

BEE N KRBT AR A FREARE S FEME, T20174E8 H 24 HE
% ARG P S HERR . ERIL. FHERCIENL . WS aitlkis. B am s
FENE, RIEERABAAERRICE. ®SVEMRER e RN

RGN RVE CASEE . SRR 53 0 SR N BRI R G 55, (EANIRIIE S
G A

BE 1 G AR AR I BT R, R EHAEAE R IR YR
240 ] S A B 4 )4 55 U B B G B

ARG IS5 BRI ARG H I .

A HIE 2017 4E 01 H 01 HiZ 06 A 30 H ik,



HHFZREROR T 2017 FFF BERE

1.2 B
Sy = B OO 2
L1 B BT oottt ettt 2
A TP 3
LS 11 OO 5
2.1 FEGETEAIE I oottt 5
2.2 FEGE T ETEE oottt 5
R R e B NI E o o ) NSO 5
p 3R =0 4 s O 5
2.5 HAAHTEZERE oottt 6
SR e B o T I T OO 7
KN e 1L =T v TN 7
B2 BT ZE T oottt 7
B BB A TR oottt ettt 9
41 FEEETHNTLFEGLZETRIEEIL coooeoeeeeeeeeeeeeee ettt 9
4.2 EH N N ATE SIS IR T OLITULE (oo, 9
4.3 N N AT GBI LTV s 10
4.4 IR WIS B SRS AN SR I UL s 10
45 EE NN FEMET WEFF T AT WAEB BRI E R s 11
4.6 EELANTHRE N SANERET EFITVEE oo 11
A7 BN IR SR ST DU B s 11
4.8 A N EE N AR ST NSRS T i ETE B MU s 12
B BB AT oottt ettt 13
I o N R g NG S = o < OO 13
5.2 o NS N AR SRR BEE M TG PEITE . RIE S BSHHR B ... 13
5.3 FEE A AL EHRE P55 B EN AWM ESL, HERFITERERREI e, 13
& FEEMEETIRE (RBFETED oottt 14
Bl B T AU TT 2 ettt ettt 14
a3 12 TP 15
6.3 I FALZE (FEGIFME) ZEBHZR oottt 16
L OO 17
ST L e & AT OO 32
7.0 BRI R P LTI oottt 32
LA e 3 Il L R OO 32
7.3 FEG TG T IITUATIIR .ottt 32
7.4 A W BOR H AT R ARSI 240 RABWLIEH oo 33
7.5 R 5 A T B R B R 2T oot 33
7.6 HARALHRE AR BOAS o5 5 4 0% 77 4B EU R /INHE T B AT+ A R P B e, 33
77 “UTEN” 5 “MRMAIE” HiE RS T EII IR o 34
7.8 WAL UM E 5 4 T VA LU R INHE R I BT 5 7= SCRRIE S 4 A 34
LR A R = 1 D OO 34
B B I T A B B oottt 36
8.1 HAREE G EIAFAT AN BULIEIT AL oo 36
8.2 WIRFESEENMIMMN RFFAARFESIITEDIL oo 36

30 dL41 W



HHFZREROR T 2017 FFF BERE

8.3 HIRELEE B AN MM N R FEA AT I S AR B B XA B DL v, 36
) FFTHRIEBAIITEET ..ottt 37
LSO = 0 = PP 38
10.1 FEGAREIIFA A TG UL oottt 38
10.2 R4 N, A AL 1RSI TE RATZEF oo 38
10.3 WRFEEFEAN . EEMF". EEFEE W TIVF oo 38
10.4 FE AR BB oottt 38
10.5 NIEE AT B BT EE ST I I vt 38
10.6 FHN. FEENKHESIE TN R ZREEBAETTEE DL oo 38
10.7 FEE M FUESR A TIZE T B TOIIAT FETFIL cooeveeeeeeee et 38
10.8 i B LI HEIT 0.5%0MTTE I c.vveeeeeeete ettt 39
O T =y = L OO 39
811 BRHBEE RERI A EEE R e 40
11.1 5N B — 3R B R B B L ATk B B 200001 Dl oo 40
NI A e L e = N 40
LS S = B PP 41
(R L e = PP 41
(R G L) TR 41
(T 11 5= VTP 41



HHFZREROR T 2017 FFF BERE

§2 EH&EMN
2.1 RREREAKBMN
LR E 5 7R a it mhiinit s
ﬁ@% [E 7 2 AR5 R L 1t
& S 001931
%@Eﬁﬁﬁ LTI
HeHFREMH 20154F 10 A 21 H
A== UN [ 75 2 (R & PR PR A 7]
EEFEN I RERAT B A TR A A
s AR I S B A 820, 136, 352. 89
e EFRGFEN ANEH
2.2 ZE&= AU
b b T PR A o] XU N 4 4 08 7 8 i v sl 1 A S A, S 3RAS R 45 L
sEm R [
AFE SR AERNTT T E WA A TR E R TR MBORAEESA . 11
o e MRRGUIERE L, 23 B A W 2k 35 50k aE 6 i 2 b a3,
7 ﬁru%?%*%ﬁmﬁMW PE TSl RBSRFAE , %o 24 08 241
TR B
b 435 b i v %%ﬁ KRIZ (B,
UGS AT AFEE NS, RSB S R XU i fh . A £ 1 Tl
HH XSS AN PR 2 A T IS A S 4 . TR ARV SRR AL 4
23 EEBFHEAMELSTEAN
WiH HEFEHAN EEFEEN
ZFR E A2 RIESEMARAR | REBITRGERAH
& b 5 44 KA FE
)k 5 BEZRHIE | 010-50850744 010-65169958
HEL IR FE public@gsfunds. com. cn daihui@cgbchina. com. cn
B RSS HE 4009-258-258 95508
fE 5. 010-50850776 010-65169555
T = /\/ 3 M T 75 IR IR
VEH i@mgma$ﬁ%&Mq3 ﬁ?frmm@ﬁg?m¢%
& 306 = 713 =
JE R T IR X 4Rk 28 5 N X e
J /\ ZIN ZIN K 221 =
Ip ot R s 2 BB 11 2 R AR RKZEH 2 5
HIS S 2 iy 100033 510080
EEREN TEE LS
24 ERTLBEH R
A F 41 E 5 S R R AR A4 R thEERR . IERRR . EERIERR
BB S VA R A T ST N ELI ) X http://www.gsfunds.com.cn
B RS A B REEHN. EEFLE N

b
o
=
H
iy
=




HHFZREROR T 2017 FFF BERE

2.5 FAMREH
5 H K o tuht
L5 PRI S 28 5 B i 4
ES R ATy IV [ 5 2 (R e e T B TR 1 A 2 B 11 2




HHFZREROR T 2017 FFF BERE

§ 3 EEMFRHEINESHERI

3.1 FESTHEEEAYM F1Eir
EHins: NRmot
3. 1.1 A E R e bs WEBQOITHEIH1H - 201746 A30H )
AHA O S 2 9,692, 187.99
A IR 9,692, 187.99
AHEE A 1. 7022%
3. 1. 2 JHARE IR TE A5 WEYIAR (201746 H30H )
HIR B4 B8 = 1E 820, 136, 352. 89
HIR B S BiE 1. 0000
3. 1.3 RitHIRTEds WAEIAAR (201746 H 30 H )
RIHE I R 4.9792%

E: AW CSI TR ARSI Ba . HARIRON &2 fe i (E AL sh i)
THERAR S S HL A R A, AR Dy A 9] L se B i A A fe i Aeshiieas, it mmiis
e SR MPERAEZE, Nk, ARirEeshiliian n®E, A0 SeHa AA IR 1 4

4

3.2 EEHERN
3.2.1 B MBIHERE 2 &I 5 RS LR R 28 R A Eh

e EEE | gtk | Gk
Bt 252 Wi by | FEERE | R AR O6) @—@
HZQ EHE)) HE®
T xk—1H 0.3035% | 0.0004% | 0.0288% 0. 0000% 0. 2747% 0. 0004%
HE=AH 0.9223% | 0.0009% | 0.0873% 0. 0000% 0. 8350% 0. 0009%
TESNNH 1.7022% | 0.0021% | 0.1736% 0. 0000% 1. 5286% 0.0021%
E—4F | 3.0455% | 0.0029% | 0. 3495% 0. 0000% 2. 6960% 0. 0029%
H 45 A
ﬁz;§i§§;/\ 4.9792% | 0.0037% | 0.8173% 0. 0000% 4. 1619% 0. 0037%
X 7

T AFE e H BT 2 IC I 4 N A A

#
-
=
F
B
=



HHFZREROR T 2017 FFF BERE

3.2.2 BEE A FAEM RIS R THAER R RS K5 RN S R A e &

ZHHI B

P A7 2 PR R 0 08 Th B @ vk i R G 3R 1=-jl [i] 3871 ol £33 L e v g i =55 £ s sk 4 )
R

| R .............. ............... .............. .............. e .............. .............. R .
£.48% oo R .............. ............... .............. .............. e .............. .............. . ]
S | I S .............. .............. .............. o
| — A .............. .............. .............. ............ Y A
2.99% || S .............. ______________ ______________ B S S
9770 | N N SN RN N N SN N S
R L S .............. ........... .............. R R—
oo | I S .............. .............. .............. A

1.00% {--mmmmmmees SRR - .............. .............. S —  S—  —

0.00% b

2015-10-21
15-02-20 4 |-} emmmebmmmmnn
f w1 01 T | S N SR S,
2018-08-21
2018-08-21
3 1 o S 0 s
2017-05-22

20
20
20

|— i g i (g P L 0 A i o S Oh e RO i —— GBI PR L A Tl L R R i e |
E: AESFEEGFAEMHE N 20154 10 A 21 H, #BARESNERESFME, AREAR
AR HE 6 A H ARG AR BT 20 O BB AT 5 B <6 ) 50 T B30 TR S TR AN 5 PR 0 A7 DR 405
AR BB A A ORI 2% 5T 7 I L LU 7T S e B R 40 0E - s HD 2015 4F 10 F 21 H 2 2017
6 H 30 H




HHFZREROR T 2017 FFF BERE

§4 BEEAMRSE

4.1 BE&EHEANRESLEIEN
411 ESEBARAERESHZK

] 7 22 PR 4 B PR 3w 8 b [ IE M 23 iF R VPRl [2013]1308 5 3%, T~ 2013
10 H 29 HiSL, ARNEMBEA 5. 88 /2 AR, AR AN E AT 58
ARRATF], HEAA A 85.03%, AMP CAPITAL INVESTORS LIMITED CKHIIF % {F %
REHEAWATD , HFEFABA 14. 97%.

#2017 42 6 7 30 H, AFSLEHE 31 RIFmalik 4 Kok e =g sk,
NEVEBRG P BN 1, 410. 134476, HirAsEReE PR 1, 006. 76 14T,
4.1.2 BEAE (BESLH/ ) RESSHEEE N

FEARGNRESEHE | rx

e | B (B BARR Holk ]
EIREN | BSEAN | ER

WA T AR . 2002 4F 7 H & 2003 4E 8 H, AFHR
TAS@EEATIE AT, R S A 2004 4F 11
H #2008 4 1 H, THRTFHEE ST BT HE ST,
FAERZE 5 s 2008 4 2 F %2 2013 4F 12 H, (FHR

g | B | 2015101 g g | THRIHEG, PIERS B HEGLI, 2013 4 12
z# | H21H AINNE % 2 R 5 4 B IR AR, BT E 5%

RN IS Mgtk & . EAZRE &S
Temmipks. EAZRREEFZIMTSESE.
[ 75 22 R a8 B B B2 T T 3k < K R 75 2 ORVR A B
Tkt et es .

T AR A FARH o RN S SGEMTIE 2 GEZRMOA 53 BEA% 7 2P
) IR RRLE -
4.2 FENHR G A A Z S FERTERH LR

KRG N, AFESEFATRGES QEFREREESR) S0 RIEEEN S FEE
EF. AU B EA A SR E, DS T, BUE T2 a0
FANNZEE, ABEWSAEH . B 5000 S 08 BRAE PR 087, A4l XUz )
AR, NEESHIFFA NERE AN at . ERREHAN, EeEakai, M7
(3 Je ik <5 R AT 5 ik <t R A 2 A9 AT N

—\f



HHFZREROR T 2017 FFF BERE

4.3 EEANRE BN AL 5B £ T3
4.3.1 A3 5 B B BAT 1B 0L

Wt WA, ARG BN RGO T8 77 307E 5501 b 2 11 22 2 A “F 34
17, PREHAT T UEZR B IE S B A ] AT A2 Bl BER S = L) A2 =] i 58 1 A1
AEGAARHIE . AR, PAEERFREER SR LTPZHTH.
4.3.2 REXHIT AL T

WG WP, AHE S R R A BRI I 6 B 0 P i AR R I SR AE S AT N A
FAEFTE A2 55 Bt A FE e IR B S IR 22 5 AS B/ I S 28 5y = il
ZUES5 4 H AL & 1 5% 1% T o
4.4 EENAXREG BP9 E S BRI AN SER IR Ui B
4.4.1 REWAE ST RS IES T

2017 4 FARAE TR TR0 R G, 75T AN FR 48 G AT A AN 04T 4R A U 5
Wy BT E AR EMESE T, ENEFEEETREL, RIHAEAGR
SRITEITE. JAT 5] MIBERHATHLRAI BEE EATFBOR 17E SLiz b T A g . W4 Jrm,
bt 5 5% TR AT RN R T V28 77 THD AR s 0 DK ARG o VI 25 5 37 Y R Oy L Ay % T
RPATHRE RIS bEE E NN FFBURTESA L, AR TR R 4EFE X
R . HRATIE 7 SR IR R 440 3. 22%, RATIE AN 2 E . 6
WA FR A7 BT T, Bl SR SR AT AT EOR AR Ak, R 52 55 AA Bl i
S R E S . ) AA G0N 1 FEIAGTIRAGE A%PH T, 2 )5 B I BRI
ALK MPA R 55 R R I RE I 6 T 1% 60 A7 5 — B 3 4. 6% LA b o 72 ST R i A2
FEHgETg)E, WEEAEKLTIT, 6 HRIZEHFRIERCEREE 4. 494
LR ERTR, 2017 4 LA 2 % U A ORI AR H B T BCRAT IR R A g I 35

PR S RAFA A I BT, R, A5 A RIS DML O
el DUAORA G, R EEATS: RIS G5 s MmN A, &
WA, IRBRA A 7 R RIS I RIXT T TR, $#ErrE,
SEIL T S At A RS R B AR, HA IR G A IRan A R 4T,
AT BEIUETIZILE. QG 22T T 7 RIFHAE.
4.4.2 MEHAES KNSRI

AR A I S B KRy 1. 7022%, ML ST HLEIEAEN S Y 0. 1736%.

% 10 7T 3t 41 0T



HHFZREROR T 2017 FFF BERE

4.5 BEAXNEMES . IEFWHRATWESKIRERE

JEE 2017 R A4, B AN ML BT AL HEUSRORE O BT T 37 1) 2 2
o MFANTI, SRk 2017 SE N PSR REAR ST E IR g R BRAE, & EGA
RAT RS S A P2 AR s, SMBUA . TP SR R 4. EN AR mil%
WU AR E , QP BURREE ML, B REBERITIaRgRE e, LR #AR i
MzES . LhG ZATE WA GL MRS, F AT UK 4ERF Aaf 4 1 52 e
RIER, JFREE E NN GPIROUEAT B ROR, 18I AT B S ECR T AS|
T,

B BRI AI TSI, ARBE ol W IR A RS, am A B BT U], A
F IR & 2 ARSIV E BAE 55, B st . SV ER IR S . BURA
AT A BB G 00, P HrHC & RN AR 242 58, 1B HI A& 0 E e E, &
FrE A tE B RO E, ANEUE BB, DS HIA A RS AT ML A A S s, B3
TIABEFE QG 2 2 e AW e -
4.6 BEAXIRE AR SEEREFESFH N

RE BN, AESEIARES (EbTtHEND © GEFREEESITRA
M55 LA K A R IE 2 AT AR IR 23 45 58 el W e A SR R A <2 R PR 2 3
HE#EM{EHESEENSRESTE N R ARSEEANRAESMERE A=,

EZE B2 M TN ARSI, ZRBIEEEHEEIITA HEEZI ST
WEFCEB A DT N, AE 2R 5 A ) B bR RE I A R TAR A P . R 5
SRHUE B I 2 BT AT 2 WP e A EBCRARE 7, R 1 i
{EHBCRAEE P A 2 S RV A DU, 128 & B RN SR & R AT 2
BTGB T IR AT (5 B R 5%, DMRIEHREE o ARG G2 BRI 5T B2 n] 4]
JEEU A EZ BRI ER LB, EAZE BN ERE. ERS51
AE VR R A8 7 ANAF AL AT A 3 KM 2 5%

ARG EHA O PR E 60 5AT IR ITE 2 W AT BT PR 2 =) 2 F iR
SO, AR 3l SR AR AR AT 18] [R1L T 3 M1SE 5 i 52 5 W A5 27 it il B 2
I o
4.7 BEANHR G HIAZEHE 2B H K 3

AHe KA 1. 00 JTlEl e BUFHERS 5 77 30, B 2o B A HRE Se Il ) 2 &

W A MR N, e H 5 NI S8, 3 &K A0 AU H 16 40
11§ 41 0

w\jH

A



HHFZREROR T 2017 FFF BERE

¥ 1. 00 7o
AL RS FAN A EC IR 3 9, 692, 187. 99 Jt.

4.8 MEHNEE AN AESTFE AR ES T = 3HE T H AU
To

% 12 70 3t 41 0T



HHFZREROR T 2017 FFF BERE

§5 FEEARSE

5.1 RE N AR EGIEE NEH T E1H LS I

RGN, TREATER AR AT CBURARASEE N X A 2 RaF R
et (UM ARE") WtEdRES, MRaEsy QEFSRsEeik) &L
AT IRIEEERL . R G RMFTE A RE, AMEEEMIRF RSN A A
M4, SR RPURSTHUEAT 1 MR 55 -
5.2 F1E AR E N AR SRR BEENTE #ETE. FESESH 3

AAREWIN, AFENMRYE QEZFR R eik) AT RIEAEM, e aR
AFEE N RUE , WASEGE BN WU E AT 7 E MR, ka5
AR TH B 22 O 00 F A 2 [ % ) T B0 DA R B < 9 T T S S D0 T HEAT 1A AR
P, RRIUAIE 8 BNAFAERTHE S S0 AU A 2 (1479
5.3 FEEANEALERREFMFEEFABTNES. HEHNTSEREER

A Y SRR HERIL. W ECHE DL WS ikl . BURA IS
SRR LS HERRN e

%13 T Jt41 0T



HHFZREROR T 2017 FFF BERE

§ 6 FERMFEIHRE CREH)

6.1 BEFEMHRE

PR B 2RERU TS

Ei: =g dINEF

2017 %6 H 30 H

fz: NRMIT

a3
T

BHE =

AWK
2017 %6 A 30 H

EAEER
2016 4F 12 H 31 H

BT

AT

6.4.7.1

265, 905, 498.

414, 042, 070.

HiHEE

7 IRIE S

A2 oy M4 R gt

6.4.7.2

268, 447, 692.

59, 915, 872.

b BRSO

e
T B

fiF R

268, 447, 692.

59, 915, 872.

P SCRRIES R 05T

Rl S ER a7y

AT b Bt

6.4.7.3

KNIRE S 5t

6.4.7.4

284, 772, 682.

04

301, 301, 331.

95

PSCIESS i K

PSR

6.4.7.5

1,712, 776.

23

1, 211, 430.

07

YA

JSZHAT TR

1, 056.

00

I SE P A BB

Hop 55>

6.4.7.6

i it

820, 839, 705.

78

776, 470, 705.

34

GG A A

LipaR=s

AR
2017 %6 A 30 H

R
2016 4F 12 A 31 H

B fit:

SEUIEEN

A2 Ve G Rl £t

AT2E R 76

6.4.7.3

S H [ ) e 7 K

AT IEZE HaK

IS A e [ K

AT IR

188, 595.

90

89, 042.

4

R B

31, 432.

60

14, 840.

49

A4 45 M 55 9%

125, 730.

62

59, 361.

89

WA 52 5 3

6.4.7.7

22,523.

41

8, T17.

27

AR

% 14 70 3t 41 0T




HHFZREROR T 2017 FFF BERE

JREASS ) IS - -
S ASF R 77, 698. 03 124, 740. 71
186 ZE FIT A3 47 £ - -
HoAt A7 53 6.4.7.8 257, 372. 33 189, 000. 00
ffii &t 703, 352. 89 485, 703. 10
RCEZp & T

Sk 4 6.4.7.9 820, 136, 352. 89 775, 985, 002. 24
KA FLAE 6.4.7.10 - -
&R A 820, 136, 352. 89 775, 985, 002. 24
SR BT & B e et 820, 839, 705. 78 776, 470, 705. 34

E: RE#UEH 2017 £ 6 A 30 H, EEMAUTEART 1.0000 Jo, HEEHHUSHAN

820, 136, 352. 89 i} .

6.2 FliER

Sk EAGZRERO LTI ES
AR 20174E 1 H 1 HE 201746 H 30 H

Bfr: ARt
- Lfﬁfgﬁfttliﬁ

X 20174E 1 A1 H K
m H = % 2017 4 6 201641 H 1 H
30 £ 2016 4F 6 f

30 H
—. A 11,442,941.10 | 6, 348, 282.94
INEIISUNON 11,324,887.54 | 6,081, 852. 51
Hrp: fFECRLEIRA 6.4.7.11 4,671,474.77 | 3,140, 476. 70
T FLS SN 3,070,115.69 | 1,650, 528. 19
TP CRRIESR AR - E
SENIRE S BT = U 3,583,297.08 | 1,290, 847. 62
HAbF) 2N - -
2. BBt as (AR EL “=7 D 118, 053. 56 266, 430. 43
Horp: R 6.4.7.12 - -
el e - -
iz BTl et 6.4.7.13 118, 053. 56 266, 430. 43
BE PP SCRRIESR R B A 6.4.7.13.5 - -
it L i (e 6.4.7. 14 - -
fiTE TH 6.4.7.15 - -
JE AL 7 6.4.7.16 - -
3. AR ERES A (KL, “=7 SIH)D) | 6.4.7.17 - -
4R (R, “=7 ST - -
5. HAN (HRALL “=7 S IHA)D 6.4.7.18 - -
W —. B 1,750,753.11 | 1,311, 168.55

% 15 00 Jt41 0T




HHFZREROR T 2017 FFF BERE

Lo PRI 6.4.10.2.1 843, 808. 18 576, 722. 93
2. FEEW® 6.4.10.2.2 140, 634. 57 96, 120. 55
3. HEMRS 6.4.10.2.3 562, 538. 90 384, 481. 86
4. oA 6.4.7.19 - -
5. FIESCH 6, 799. 13 125, 980. 31
Horbre S [0 45 Rl B 7 S 6, 799. 13 125, 980. 31
6. HAth?kH 6.4.7.20 196, 972. 33 127, 862. 90
= FNESE RSB, <=7 SIEE)D 9,692,187.99 | 5,037, 114.39
W TS B - _
WY, @RE Rzl “=7 SIE51)D 9,692,187.99 | 5,037, 114. 39
6.3 TAEMNE (FEE&HE) TR
i EA: BEZIRERO Mg HEE
AR 2017461 H 1 HE 2017 46 7 30 H
Bhr: ARt
A
i H 201741 H 1 HE 201746 H 30 H

S A4 KA EeAE B R A vt
— I BB (R HED 775, 985, 002. 24 - 775, 985, 002. 24
T AR E RS A R B - | 9,692, 187.99 9,692, 187.99
AR ZhEL CARIARIED
= REFE S AL 5y e A ) 44, 151, 350. 65 - 44, 151, 350. 65
S HEA BN
GBI LL “=7 S5
Hp: 1 RS HEEK 2,497, 849, 540. 14 - | 2,497, 849, 540. 14
2. FEE R AR -2, 453, 698, 189. 49 - | -2, 453, 698, 189. 49
LN N B e e S S DN - | -9, 692, 187.99 -9, 692, 187. 99
FE = A R E i E AR 8) GAHE
WL, “=7 SIEF))
i BIAR P BB AR (R 4HED 820, 136, 352. 89 - 820, 136, 352. 89

AR EE T B A 1]
i H 2016 %61 H 1 H&E 2016 4£6 H 30 H

S S KA EeAFE Bl R A vt
— I BB (R HED 257, 156, 398. 61 - 257, 156, 398. 61
= KA E TR A R R
A AR - | 5,037, 114. 39 5,037, 114. 39
N B - S A TR TRt SN U B
EREIERRTEA 161, 526, 095. 31 - 161, 526, 095. 31
GFERD LD “=7 S5
o 1RSIk 301, 447, 203. 51 - 301, 447, 203. 51
2. LR [R5k -139, 921, 108. 20 - | -139,921, 108. 20
P AT S Gy W5 I3 - | 5,037, 114. 39 -5, 037, 114. 39

I = AR R e < AR B (G

=

16 71 41 bl

AN




HHFZREROR T 2017 FFF BERE

Ll =" S

T R A FH B s (R4 EE) 418, 682, 493. 92 - 418, 682, 493. 92

TR I S5 R R M AL o0 o
A 6.1 & 6.4 MFRKRBE FIITTALE:

TR AR o EhEE
e SIS UN FESTTERTTA PRIk AR PN
6.4 TRFHE

6.4.1 ZEFARIEN,

E A2 RERAMTSES (UFHR “AHEE” ), REPENFS KBS
Ziey (LURfEIRR “HEER <7 ) UERVFRT[2015]2161 53¢ CRT-#ET E 77 21k 3%
BAR MM ESEMMHE) Wiz, BEHEZRESEIHARART 2015 4 10
J 19 H# 2015 4 10 H 20 H ikt AT RAT 34, SHEMSREA 2K M it i
Bt CRERRE @Ak BoiiE B 22k A2 B (2015) 50728 61090605 A09 540 B4k 15 )5,
(] o [EHIE B ok B 4 2 R kL. HE &G TR T 2015 4 10 A 21 HIERAER, Bk
SRR R Y 255, 068, 329. 26 {ndk e dil. AL GINRARIIFIR, FEHIRAE.
AT R AT E G 2 R BE G E AR AR, EEEE AN
ITRARAT IR A IR A

HRAE (Tr T B B M) A (E B 2R SR MR SEESE )
WE K E, RESHHRTEEN: B4, BAFR. MRS, MRS,
—IEUN (B8 AT E R, REFE, BIRAE FEUN (88 Wiz
[, HIRAE—FLAAN (F—8) BT 28, FIRMR (EUEEHHRD 1E 397
RUAA (5397 KD BIfidF. B SCRRIESR . SRR . IESR A w8 A =) 5t L&
EE 2 T E AN RTINS ARG RIFRaER e miiig LA,

6.4.2 S THRE 1149 ] 2

AR 55 4 3R FR L BRI B AT 1) (Al v DU - A Iy DA B G 5 A B f&
RS THEN] . RIHTETE . MR AR A ARG E  (BL R Gk ol th e ™)
G, RIS, XPTERAR ST EAE BIKEE T, WS T BRI i)
KBTI RN QEFRHEEES 2 THRENSSTRS]) P EE R e r) Ot —
BTEAE AR RS ST SR « CEFIERR TR SHAT ST
> ARAE MY 5 B B v A DS IR AN ) « CUESF 3 B A5 B R B IME) |

%17 0 JL41 0T




HHFZREROR T 2017 FFF BERE

GEFFR B &5 B A A SR HEND 58 3 5 CRERREHIANAE 5K . GE
IR R BRI 26 3 5 (S THRMNERM M E L3ER) « GIEZFRE
B G BRI 25 5 5 (Emiliinief B EERRME) « QEFSHE
A5 B PR XBRL BARER 3 5 CHEEEIR T AN AR T > ) S HA r L UE 2o A (AR
FME o

AN 55 A AAS T G R 22T N Al A1 41
6.4.3 MAG N o THEN] & H AT < € K =B

AW S5 REAF S A THHENI 2R, S, e B T A & T 2017 4F 6
J330 HIWI S5 RBE L & 2017 42 1 1 HZ 2017 4F 6 H 30 HIEE BURFFHE )
Rl
6. 4. 4 ERESTBURM St

AR 2B MG THS Sl — IR S A — 2
6.4.5 T BURM&THE T2 DA R EHEE IER LA

6.4.5.1 =T BURARE K3
ARG WP K2 ECR . S hiTh S ol — I R S A — 8

6.4.5.2 ST 8 KB
ARIEG ARG TSGR,

6.4.5.3 5 FE IERULHA
ARFEG ARG WIS E RS T Z 5 B0 P9 25 A0 58 1E 4 %0
6.4.6 BN

6.4.6.1 ELBL. HEBL

TRAR G . B B % R [2004] 78 B30 (S T-F 35 5 % 3 4 BUKBUE 1038
RO) MIRLE, H 2004 4E 1 A 1 HEE, WHERERES BHRIERRES, K
RUEFF TS B NGBS LR E. i ZMIRN, AR REE LA,

PRAE A ECES . [H R P55 R RL[2016]36 B3 (6T 4 i T8 LA o E Bt
SR BEE, SESBAE, E 2016 4E 5 H 1 QR4 E TG E A AT E
A AESGE R R, SR BRIEE, B E LB SO NG E R . XHIESR
PR S (HHRIERRE RS, IR RS EHNIg M4 L.

018 T 41 W



HHFZREROR T 2017 FFF BERE

DRI AL O ARG (A s R 65T, 35 BURF BRSSO BLR < i R AT SRR e
FAEERL; A SN A E R

MR ECES . R B% BRI B (2016146 530 (55T HE— 5 YA 4 1 HETT 5 550
R R A SRR B AN AIRLE, S RUURIT R A B 200N A <6 R g b 55
SAFAT B < R0 57 A A A SN TR T <z R AR SR AN 5

FRAE I R . [ 5B 55 2RI B (2016170 53 (5T SRl [R] b A i A 48 (1 Bt
B AN FEIE AN ) BIRRE » g RIALAG T e 1) SK W 2SR NI B el oLk 55« R AR
[V A7 B DA K R < i B BRSO Ja 1 S R AT RS N 5

IRAE I BGH . ERBS SR H[2016]140 530 (TSR 5 H~TF &
R MBI S5 S E BB R e, B ihis B T AE R 2 IR G (B B N
1708, CABE P i BN AR

FRAE I ECEE . [ 58145 BRI B 2017156 530 (56T A 7 W B A 5% [ B
R FIME, B 2018 4F 1 A 1 BB P i g BENIZE B 7 I i R A R A ) 1Y
EBNABAT N, EEME SRR, M SR SCR BN E R . X 58 A
2018 4 1 A 1 HAnaE R R LN ERNAAT N, RGP ERL, AHHN;
CENIEER R, OB BTE ™ e BN LU A B 1S (B R 2 40 A0 o ek o

=

i

6.4.6.2 NV FT A EL

TRAR G . B KB % R [2004] 78 B30 (S T-IF 35 55 % 3 4 BUKBUE 1038
RO) HIRLE, H 2004 4E1 A 1 HEE, HERERES BHRIERRES, K
RUEHH R EES) BHNIEHEES FLZBTE . SR EMBN, k8t i

HRIEA B B RBLSS 8 RIARL[2008]11 53 (LT ER L T HBUE N
WENY BIRLE, SHIES AR S MIE S5 T3 PSRN, LR fidri =
MUSON, BERURIBE R RO, B R RSN SO, B AR AL BT 8
6.4.6.3 M AFTEEL

AR S . [H KBS M RIMBI[2008]132 53¢ (MBEE. EEFIS 8K T
B AR BT A O NS BLECE @A) FHE, H 2008 410 5 9 HikE, X1
AR B3 8 SAEYAS A a8 .

%19 5 k41 3



HHFZREROR T 2017 FFF BERE

6.4.7 EEEHEINH K85
6.4.7.1 AT
Bpr: NRM
AR
i
H 2017 46 6 A 30
AR 1, 905, 498. 80
& BT R 264, 000, 000. 00
Hrp, fFHR 1-3 M H 88, 000, 000. 00
TEZHE 3 M H -1 4R 176, 000, 000. 00
HAth A3k -
&1t 265, 905, 498. 80
6.4.7.2 X G &M%
Bhr: NRMT
AR
T 2017 4£ 6 H 30 H
ez A BT EMNM T 25 0 o 5 5
o T 5T - - - -
; AT 268, 447, 692. 71 268, 795, 000. 00 347, 307. 29 0. 0423%
&t 268, 447, 692. 71 268, 795, 000. 00 347, 307. 29 0. 0423%
6.4.7.3 fTAEERE T/ HufR
ARG A E AR R FFERTAE SR/ 740,
6.4.7.4 T NIRESRE ™
6.4.7.4.1 FIMILNBREESMEZHIRRB
Az NRM
PN PN
T 2017 £ 6 H 30 H
T TH] 4R A0 Horry ST [
SENIREAES: RATIH 284, 772, 682. 04 .
Caan 284, 772, 682. 04 -
6.4.7.4.2 HR LW ¥ BIEAZ 5 P IS KRS
AR FE G AR S R AR R LW 2000 (0] W A8 5 Hh BRSO 45 25 o
6.4.7.5 MICH B
Bhr: NRMt



HHFZREROR T 2017 FFF BERE

AREAAR
i
H 2017 4E 6 A 30 H
ISR e RIS 8, 361. 53
e BAATF 2R S 431, 812. 37
IR A AT 2 R R _
IR B AT R -
INUEhiEs il BS 1, 209, 746. 58
RSN IR S IE 2 ) S 62, 855. 75
NG AERIBSY -
IS R AR X Y -
HoAth _
&1t 1,712, 776. 23
6.4.7.6 HAhBEre
ARFE G ARG FAR A A HAR T =,
6.4.7.7 NATAE 5 % F
Az NRMT
HH AHAER
2017 %6 A 30 H
5E 5 BT T 37 AT 23S 5 3% =
ERAT [RI T 3 A A2 5 35 22, 523. 41
Cann 22,523. 41
6.4.7.8 Hfb iR
wmA: NRmoo
5A ZNCER S
2017 £ 6 A 30 H
A 25 7 A8 S B G PRAIE 4 -
AT e [A] 9 -
T4 2% 257, 372. 33
Cann 257, 372. 33
6.4.7.9 SZWESE
SRiEAL. ANRTT
PN
i H 20174 1 H 1 HE 201746 H 30 H
HEMmE () K T 470
AERER 775, 985, 002. 24 775, 985, 002. 24
A H 2,497, 849, 540. 14 2,497, 849, 540. 14

A1 el (BL”-" 5 35051)

-2, 453, 698, 189. 49

-2, 453, 698, 189. 49

21 0 41 W



HHFZREROR T 2017 FFF BERE

- e/

P/ BT A E 3

AT H

AL A] (BL”-" 5 33151

LSRR

820, 136, 352. 89

820, 136, 352. 89

TE: ARG LR BB S NI B s A SRR [l B0 35 L PR 4 8 S

6.4.7.10 R EFE

Bhr: ANRMit

TiH B SL L A S ER 5 KA ECFNE AT
TR - - -
A HF) 9,692, 187. 99 - 9,692, 187.99
PN R T - - -
FEAR AR B
Horr, B4 HIEHR - - -
B CHEIE - _ -

A L Be A -9, 692, 187. 99 - -9, 692, 187. 99
ENES - _ -
6.4.7.11 FZF EWA

A ANRmoe

B A
20171 H 1 H&E 201746 H 30 H
IR IR ST PN 31, 130. 67
€ HAAE R BN 4, 640, 344. 10
HABAF AR B U -
ST SR BN -
HoAth -
&t 4,671,474.77
6.4.7.12 ERFIZ
6.4.7.12.1 R EHFWR —FE LB EEZMERAN
RIS T ARG HATC T2 EE= MO

6.4.7.13 fRFHE W
6.4.7.13.1 fRFF ¥ FE W T B H %

iz NRme

BiH A3

20174 1 H 1 H&E 201746 H 30 H

R E ——KhF R

118, 053. 56

% 22 51 k41w




HHFZREROR T 2017 FFF BERE

LA B S Z o

ot BB s —— T I A RN

R I —— HIZE i

p m 118, 053. 56
6.4.7.13.2 S R W — L ZMBEMWA
ffr: NRIHIT
%S i
15 H 20174 1 H 1 HZ 2017 4E 6 H 30
H

LR (BRI AT RS

322,017, 373.99

e SRR BRI GIR BT A S

319, 920, 365. 94

Pl NSO IS

1,978, 954. 49

KEIFENUA

118, 053. 56

6.4.7.13.3 B SCRAESF R Wi

ARG AR HITE B8 7 SCRFIE AR 4 A
6.4.7.14 FHERBHR WA

ARFE G AR WL BB Jm BB WAt .
6.4.7.15 fiTAE T R

IR T K AT AE T R Z M lON

6.4.7.16 A2
AEE G TAMR T B A 2 -

6.4.7.17 » e EZ SR
AH T ARG HITE A SEHEAZ S A

6.4.7.18 FAHHN
AEE G TAMR T WIT AN

6.4.7.19 XX 5 % F
TG T AWM IATAL 5 W

6.4.7.20 F.fih%% H

Az NRIT

i H

Z

20174F1 H 1 H&E 201746 A 30 H

23 0 41 W




HHFZREROR T 2017 FFF BERE

CiRansd;: 29, 752. 78
15 Bk 5% o 148, 765. 71
S K 44 2 8, 926. 92
I Y 2 8, 926. 92
HoAth 600. 00
it 196, 972. 33

6.4.8 BRA FHI. E- MR HEFIEIU Y

6.4.8.1 BiH E W

BRI EERH, A e o/ 20 U =R ECE H .

6.4.8.2 F= MR B EEH

B SSARRIMAEH AT TN R (1 KB TR H 5 S50

6.4.9 KEXHT KRR

6.4.9.1 1 & HIFF AR 4% 1] 5% R B HA B RFIFH R RIKRBOT RAERILHI BN
AR T A A AR 0 2R LA EE R 35 90 R IR SR IB T R R 2B AR A

6.4.9.2 AR E R EE S RAERBERZ 5 K& RET

RIKTT K

S5ARENRR

[E A R E A RA T (AR “EAFZR” D

SEEHNL EMEIL. BRI

PRAATIR AR A R GR T REUT )

FEEFEE N HEHMY

HENFFRE AR A F (AR “HEAR” D

53 N [F) 2 A ] P K A

Vi PAR RERSZ 5 P 1 HV 55¥6 B A 4% — L 26 0T 3L

6.4.10 A &5 B & -] LR BT AL &
AT AR AE A @I R BT 38 5 Bu i T G .

6.4.10.1 BT B H R 5 LI T IR 5
AFE G AR S BRI R T A8 5 B IeHE T A )
6.4.10.2 <ETTREM
6.4.10.2.1 &5
A NRme
A b AE AT LG A A
T 201741 H1HZE 201746 | 2016 4E 1 A 1 HE 2016 4F
H30H 6 H 30 H

A R A B G B ST AS A L B 843, 808. 18 576, 722. 93
oA SCATE LA 7 Y47 3k 212, 702. 24 1,518.99

=
b




HHFZREROR T 2017 FFF BERE

E: REEEHIEHIHE, AN SSEE LA H e 5™

AR HHEITEAT
H=E X 0. 30%/ 244 KL

H gk IS T 10 i 7 1 9
B T — H R4 3 = 5

BRI 0. 30%[1)4E 2%

6.4.10.2.2 &IEEH
Bhr: NRMit
A4 AR AT B R
IiH 20174F 1 H 1 HE 2017 | 2016 4E 1 A 1 HZ 2016 4F 6
F6 H 30 H H30H
AR A A A B S AT AR 2R 140, 634. 57 96, 120. 55

Ve FESIEE SR NI, A S

Fite. HRITEMWT:
H=E X 0. 05%/ *44E K41

H Ayt H SR 3 S48 9
E ARG — H M54 = E

FEGFE ST — H A S B AR 0. 05% 4 2R

6.4.10.2.3 $5E IR %5 %
GARA. NRMot
. A
ﬁiiffjj 2017 4E 1 H 1 HZ 2017 4£ 6 H 30 H
- 4 09 PR S A R R
] 75 22 241, 696. 20
I RARAT 320, 807. 74
e 562, 503. 94
AR AT BRI
V==
ﬁﬂ;z’l@ﬁi’; 2016 4E 1 H 1 HZ 2016 4E 6 A 30 H
* S 9 S Ao B I 25
[E 5 2245 381, 622. 35
JRARAT 2,859. 51
P 384, 481. 86

e BEER S A H AR,
FiHR. HEAIT
H=E X 0. 20%/44F R 3

RS BB RS FHL AT — H AR 5™

HHE R 0. 20%14F 2%

H ek H AT S AU T B PR 2 < 5 i 55 28

% 25 5l k41 3




B A 2R EROR T 2017 FFF LME

E NI — HZR I S #5658 1E

6.4.10.3 5RERI7 BT 4RAT 18] Rk i 7 M5 33 (5 B ) 32 57
AT AR WK 5 RO AT IRAT IR FDNL T 7 M CERIED 325

6.4.10.4 ZFREFHEEREES BN
6.4.10.4.1 EHNESEEANZRHBEAREREARZESHBEMN

AL A

AHA SR AT EE A R
T H 20174 1 H 1 HAE201746 | 2016 4E 1 H 1 HZ 2016 4F 6
H30H H30H

FHEERAEMH 2015 4 10
H21H ) FFEMREESHEI

FIWIREA 5 4

56, 180, 103. 00

56, 000, 000. 00

JA 16 HR O / SN 80

45, 580, 692. 74

272, 350, 875. 37

S99 16] A7 7 22 2 53 30

Pil: SIEIIEE AT/ S H A A7 A

101, 000, 000. 00

120, 000, 000. 00

IR R 3 G 8

760, 795. 74

208, 350, 875. 37

FIR R 3 1 8
i e A A EL 1]

0. 09%

49. 76%

6.4.10.4.2 |EHRRESEEANZ SMHFHAN KRBT A EEHIH R

AL

VNN AEER
2017 4E 6 A 30 H 2016 4£ 12 A 31 H
KK TT R Frf 5 &0 41 B RS0 81
FFE T FEE I
3 G SR A Y 7 35 4 SR ALY
Fe 40 SN
S A e pi FE L% 4
N F5 209, 947, 448. 74 25.60% | 206, 420, 126. 06 26. 60%
6.4.10.5 HRXEB A RENBRITERRB =LA BB
Az NRMoT
S AHA A A AT ]
%%? 20174E1 B 1 HE20174E6 H 30 H| 2016 £ 1 H 1 H&E 2016 4£ 6 A 30 H
" HA K 424 ] BN HA K 42 24 3 L
I ORARAT 1, 905, 498. 80 31, 130. 67 1, 735, 469. 01 20, 695. 26

T ARESHHRATAA S IR SIEE N RRAT I A IR A R RE, AT L e .

6.4.10.6 AEEEAFH A S 5 RBTAHIERRER
AT AR IR AN S 5 R AR BHESF -

% 26 51 k41 3



HHFZREROR T 2017 FFF BERE

6.4.10.7 HAhSCERAZ 5 I i B
To
6.4.11 F|7E 5 EE M
Lwiahr: NRTIG
CIERE R | Bl R JSEAS R A 4 i foss
34 e [m] 2k et 4 A IAEARF) it
9, 739, 230. 67 - -47,042.68 | 9,692, 187. 99 -

6.4.12 iR ( 201746 A 30 H ) AR EFEWRBZIRIESR

6.4.12.1 FIAWIHTR /88 RAESF T TR KA FIHE ZFRIES
AT AR AR AR5 A DRI /9 R UE 23 1038 52 R PR IE S o

6.4.12.2 HIRFHE G ERESREZREE
G AR A AR R 5 A N5 R S50 A2 PR 22

6.4.12.3 AR5 1E M IEAT B HAE NI 1 g5

6.4.12.3.1 AT E T HHEFHFIER Y
A FE AR A AR R FFA 755 15 B A 5 A R 0 5 55

6.4.12.3.2 5 Frii i35 1E Bl
A HE L AR HA R AR 2 5 T 5 1E [ W A &) A IR i 5
6.4.13 & T H XS K&

6.4.13.1 X & BB R EEH

REESEAE H L ENE B R 55 R T2 B S (S F ARG« sl 1t AU K 1T
AR o ARFEEFFEE N2 T BURFNFE P RAR 0 S 0 A Ik 26 XS, 14 e 3 24 1 UG B
B IR IR, W AT SR R RS B RSN R R

A HE 4 RN DA AV VR BRES M AT A B I 225K, L AEFE T
THIZEREW . BHA R KRG VISEAAT B RS R 2R o KU 2 ] 44 & e
NFEERS, WEERNS, S8R, BEK. WSS D A R
SIVASEGT )

6.4.13.2 {E A
5 R R8I G AEAS 5 i R R 5 0 T RIBAT AL T, BUE B4 i Bk
FFZRAT NHBLEL) . LSRR R, 2B T IR G AR RS . A

%27 5 k41w




HHFZREROR T 2017 FFF BERE

BT B RIS HERNUETR,  Hid i B e ot B B F XS .

AL GAEAL 5 FTiEAT 722 53 ¥ 5 vh B IE 2R S0 S5 55 A IR DT 24 7 58 IE SR 22U
ARIE S, PRI 29 KBS A A R T REVEAR /)N AR G AEREATARAT 8] [F) ML T 3752 5 i
PR A Gy e F- AT A5 VPG, DA AR B 045 FH XS o

6.4.13.3 Fizh XK

TRBN T KU 2 8 4 I RE 4 i TR AR 5 R FE o AR U Bl 1 U — D7 T
K E T3 4 A AT B I SR (R R 1B AR A0, 59— 5 TSR T 35T S
FIT Ak (152 5 T 3 AN 358 R T o A P40 2 A R

AR G T RE KR IE 25 0 A S PR A {5 25 T 40 A0 e B % o AR B SE 1 e 5%
5, BRIEVEZRAE G T Gir Il SR 22 5y, HARBIFEARAT R ENE T 558 5, IRehs
JeBTAEI ASHE G P IE I S Y [0 g 4k 0 7 U7 AU N R S R A R R, H B
BR — AN i R A I 07 B I o . AR T i H ki 10 4
T A AL ERIREIH Y A — LN H—BOATH R, AT B S 0804 E (BTf
FAEED To I E B H BA TR, BRI T AR A — R B R AT D & 20 B

BEG TN H PIARE S SN M R oK, I [ I i s e S f KU B 1) 8
AN LEBIEE SR, KR B TE AR AT FR 2 1 W AT 434

6.4.13.4 TG
T 370 KRS A2 Fi5 21k < P i < ik R 1 2 Se B B R B it & BRI Ak T 30 25 2R
1% DR 2R A9 AR B 1 A AR sl B0 RS, A0 AR 238 XURG: - AN XU AT LA A7 e DXL o

6.4.13.4.1 FIZR R

) 25 JR G 2 i 5 4 T 4R 4 i L P 8 o A R SR B 40 o B T 3 R 30 AR By
RADEANIAR o AK: 4 F B BT HRAT IR i 375 55 (K e i o b, AR A T
Yo FEIE" RS M WL 5 A2 AT (03 4 B8 2 V5 M R AT B S I3 42 5 72 1Y
ANFME, PIARTE G (R3S VEATI IR A AEAH I (0 0] 2 IR o A 455 1) 2 4 A 33N S ST 0T
A% i TH W PO R S AU M e T 0 A7 M A, e T B B 2 1 AR iont IR A
ST HE

6.4.13.4.1.1 R X O
AL NRMJT

ERK | irAum | 4R | 3aA-sE |ss el Fig | &it

% 28 5l k41 3



HHFZREROR T 2017 FFF BERE

2017 £ 6 H 30 H

oo
%

AT 1, 905, 498. 80[124, 000, 000. 00[140, 000, 000. 00 - - - 265,905, 498. 80
5 4 B e 9, 995, 647. 771258, 452, 044. 94 - - - - 268,447, 692. 71
SENIRESE s [284, 771, 000. 00 = = . . - 284, 771, 000. 00
MR B - - - - -1, 712, 776. 23 1,712, 776. 23
AT ER D - - - - - 1,056. 00 1, 056. 00,
HoAh g rs - - - - - 1,682.04 1, 682. 04
Bre it 296, 672, 146. 571382, 452, 044. 94{140, 000, 000. 00| - -1, 715,514. 27 820, 839, 705. 78
i foi
A N R T . . . - - 188, 595. 90 188, 595. 90
AT B s . - = - 31,432.60 31, 432. 60
IVERE: k=i & . - = - - 125, 730. 62 125, 730. 62
NAFAE 5 B . - = - 4 22,523.41 22, 523. 41
JEASF R 8 : - - - 77,698.03 77, 698. 03
oA A7 53 : - = - - 257,372.33 257, 372. 33
ffita it - - - - - 703, 352. 89 703, 352. 89
) 2 BURK FE R 1 296, 672, 146. 57[382, 452, 044. 94140, 000, 000. 00 - -11,012,161. 38| 820, 136, 352. 89
2016;?5?31 q 1A HBK 1-3 /™ H 3IAMHA-1% | 1-564 pHFEMULE AR &t
B
AT 414, 042, 070. 38 - - - - - 414,042, 070. 38
T G E Rl e 19, 990, 015. 12| 39, 925, 857. 82 - - - - 59, 915, 872. 94
TR G R B 301, 301, 331. 95 - - - - - 301,301, 331.95
RECF] B, - - - - -1, 211, 430. 07 1, 211, 430. 07
B it 735, 333, 417. 45| 39, 925, 857. 82 - - -1, 211, 430. 07| 776, 470, 705. 34
Ui
A BN Fik - - - - - 89,042.74 89, 042. 74
NLAFEE 2 - - - - - 14,840. 49 14, 840. 49
LA B R 25 2 - - - - - 59,361.89 59, 361. 89
RIASAZ 5 9 H - - - - - 8,717.27 8, 717. 27
LA F - - - - - 124, 740. 71 124, 740. 71
HoAth tru 5 - - - - -| 189, 000. 00 189, 000. 00
et - - - - -| 485, 703. 10 485, 703. 10
T R B B 735, 333, 417. 45| 39, 925, 857. 82 - - -| 725,726.97] 775,985, 002. 24

T ERGU T ARG G R AR o R B AT S B KA G T AR A TS

e, I E

6. 4. 13. 4. 1. 2 TSR ) 0 IRk ik 27
T2 RS PR R o b, B T R A R AN B T, IR R AEEH. AlgE

% 29 T 3t

41 7T

Z9R0E i EHE A H BRI H BT T k.



HHFZREROR T 2017 FFF BERE

IZEBNI, Xt B G B A~ e e A R . T 2017 46 H 30 H, "7 EN”
PRI R ATSE N, 45 TRl BT BN B 25 A3k B AT I R B R AL, A
HE RN RIHEA R EERZD,

6.4.13.4.2 ST
ARIEESFA NS T AR T, Bk JeE RN R

6.4.13.4.3 AN XK

A A% U 3= BT A KU, T3 A% AR i 4 B 4 AT kR Rl TR A o
WAl BRI 30 5 DR ok 1T S R B AN AT 22 LUAR () T 3 00 4 DR 25 A B0 i A 3 5
TRV o A B 4 = B R THRAT (A1 RNV T 3458 25 (8 e WG i b, L DA SR AR AT
JagkihE, PRI RE RTINS K.
6.4.14 F B T B 53 M1 o TR R TR E Ui 9 0 H A I 00

6.4.14.1 A RHE
BATHR . &8 &M 48 EANREEME TS, FHEMKRAK, ARiEsS
K T A (AR
(1) &2k &m T H A RME
I ARG IARFFA LA O E TR LA R E & H AR S v A 4
ik R P LR T B XRE, BT E T RERBRENART
268, 447, 692. 71 7., BT H =2 IR RH.
(2) 2 FOANME FIT & J= 4K 1) 1) 2K A2 )
AT G AR AR LA R E TR I LAA o BT BRSNS 4
AR =, TESE— 2 IRAEE B IR A G E K.
AT G AR AR LA R E TR I LAA o BT BRSNS 4
o PR 4 Rl 77 R R AR A NG 3R = R A SR E IS DL

6.4.14.2 FRIEHEI
BB IR, AT G TO T U AR F 0

6.4.14.3 H A
WET RN, AIEETC T E U] I H A H I



HHFZREROR T 2017 FFF BERE

6.4.14.4 W 5RF AL HE
A EHRFECT 2017 £ 8 H 24 HE AR L H L& T N,



HHFZREROR T 2017 FFF BERE

§7 BRAGWRE

7.1 HARESE=HEHMN
SR NR TG
s T H S b3 g B A LR (%)
1 [E e U e et 268, 447, 692. 71 32. 70
Hr. ik 268, 447, 692. 71 32. 70
ﬁﬁi%ﬁ# - -
2 [EANRES 284, 772, 682. 04 34. 69
Horr, %%ﬁEWM}AL% il %t e - -
3 WRATAE R REE B & T &A1 265, 905, 498. 80 32. 39
4 ARSI 1,713, 832.23 0.21
5 &1t 820, 839, 705. 78 100. 00
7.2 {55 [ R B 1
GREA NR MG
s TiH B ISR ER R (%)
1 [ B A 525 [ i % s 0.05
Horpre SR n] D A g -
e iH SR H IS PR E A ] (%)
2 | AR AR Bl W fl o R A - -
Hodr, S Bl i % - -

o AT WA G5 ] W Rk 5
W B R P P R BT 2

oA JE g B I LU B e A BN AE B H Rl BT R

i 2% 1E Bl 1 32 6 R 1d 2 & 3 713 EL K 209199 BA

ARF AR A7 1E R0 A B8 4 R UK B8 7 1 Y 20%.

7.3 ZERERAGFIHIRKHIR

7.3.1 HRA G FIIRKBIREAF L

i H RE
R IR B AP 3 AR IR 62
7 A BB AT R AR IR A i 62
7 9T BB 2 -1 2R AR YT R A AR 4

WMEHARRH S FEHRKHIRE

AR AA L T 72 S R & T FRR IR AT 120 K.

& 120 RiFHBEH

% 32 5l k41w



HHFZREROR T 2017 FFF BERE

7.3.2 BIRBHE A AP EIR R IR 7245 LL A

g

BV BT
- 183 42 B
TR L] (%)

B IR AR o e e B
RIS o)

1

30 RLAWN 36. 17

Horpe RIS 397
PN BT

30 K (&)—60 K 8.55

b R AFEMEE 397

PN LRI BT 2.43

60 K (&)—90 K 38. 09

Horb: FIRAAEIHRL 397
R BRI A

90 K (%) —120 K -

Horb: FIRAFEIHL 397
EN R RS i

120 K (%) —397 & (&) 17. 07

Hrpe RIS 397
PNIDREEIRI R ST

fann 99. 88

7.4 HEHABREAS IR RF LT 240 RIFL U

AR WA A T T I3 S BB S PR R AR SR AR I 240 R
7.5 WIRE MBI M REBFREAS

EHAL: NRMT

75 fii 7 il PR A i 3L BT B ] (%)
1 |Exf 29, 818, 194. 99 3. 64
2 |RATER - -

SR 29, 935, 914. 69 3.65

Hop: BURMEER 29, 935, 914. 69 3.65
4 (kR - -
5 | Aelk A Rl SR 50, 145, 675. 05 6.11
6 | IS - -
7 [i) A7 R 158, 547, 907. 98 19. 33
8 | HAth - -
9 |&it 268, 447, 692. 71 32.73
10 ﬁiﬁﬁ%%ﬂ%ﬁ%%ﬁﬂﬂ% 19, 940, 266. 92 5 43

7.6 HIRIEHERBRA G E ST B BN R BT T 2 A3 R

EEAL: NRMT

fiFF e

i fizr AR )

i L B 1

RRAE e (o6

033 0 41 W




B A 2R EROR T 2017 FFF LME

1 |011698854 |16 75N SCPOOT 500, 000 50, 145, 675. 05 6.11
2 111712117 |17 JbE4A4T CD117 500, 000| 49, 576, 800. 39 6. 04
2 111709212 |17 A KERAT CD212 500, 000 49, 576, 800. 39 6. 04
3 111711245 |17 “F224R4T CD245 500, 000| 49, 490, 458. 46 6.03
4 |179926 17 WEBLE 7 26 300,000 29, 818, 194. 99 3. 64
5 |150315 15 #EH 15 200, 000 19, 940, 266. 92 2.43
6  [160419 16 4<% 19 100, 000 9,995, 647. 77 1.22
7 |111793718 |17 AR K L HRAT CD004 100, 000] 9,903, 848. 74 1.21
7.7 “HFEM” 5 “WRBAE” HigIEET = IHERIRE
i H e 25 175 450,
A B P Ot 25 B R 4 GHELPE 0. 25 () —0. 5%[H] i IR 2L -
55 S P i 2 ) e v B 0. 0868%
75 3 A i 2 ) S I -0. 0578%
A5 JH N BEANAE G E Al 25 58 1) 4 6 AL %) 17 5P 3 0. 0327%

A A A AR S B I 4a XA 2] 0.25% 1B L T B
AR AL A 70 S 0 X AR IR 2 0. 25%.
R HA A TR S B ) A X HETA 2 0.5% 1 L Ui B
AR 1 P TR 5 0 24 0 B AR TS # 0. 5%,
7.8 BIRIA SoWHE 5 & B =B E LB /N HEF I BT R B =S RRIE SR 4R B B 40
AT G AR WK AR R 7 SRR S

7.9 BBRASRE E

7.9.1 FEERAMRRAET, NN RUIAREIR, HEEARHFEE
HIAB R 53, EXRKRBRARES, SHHREm. FA2SKARB R

Blige, EESKEOBIHEHRZMRRF 1. 00 T,

7.9.2 HEHARE SRR TRIEFRRIT EEBEARRERI LR RE, WE
WG H o —F A RBIATED. AT

7.9.3 FIRHALZ B =B

Az NRMIT

S HHK

B

M7 PRAIE S

IS ISCIE S Sk

USRS

1,712,776. 23

IDALGIEN

1, 056. 00

At S HGR

]

N | |01 |||~

oAt

=
b

=




HHFZREROR T 2017 FFF BERE

| 8 |t | 1,713, 832. 23

7.9.4 B A G P EIFAL SO HR 4
WY LR JRA, 23T A5 & T 8] ) BEAFAE R 22

% 35 UL Jt41 T



B A 2R EROR T 2017 FFF LME

§8 &M AANER
8.1 HIRESMIRTE NP BEFFH NG

AL A

PR R NEH
iﬁﬁf Ky 4y DU % N NIHH
0l A AR 5 R L FA A 5 RN EL 1
15,161 | 54, 095. 14 | 617, 771, 162. 22 75.33% | 202, 365, 191. 00 24.67%
8.2 HIRESBEHEAKMUANRFEAESHIIFMN
15 HERTAE () ok 3 4 2 AR A L 11
HEEFHNITAE NN LA AR S 9,817. 15 0. 00%
8.3 WiAEEEEANMARFEAFBRESH T L EX B K ER
15 RS HFRENEEXE )
AN BT B R e R 3] 10
i N AT 4
ARG SEFHATFBATES 0710




HHFZREROR T 2017 FFF BERE

§ 9 T AZESHHES)

L A
HEAFERH (2015410 A 21 H) & mHEH 255, 068, 329. 26
AR A 4 3 L 775, 985, 002. 24
AFR A W HE 4 5 4 i 2,497, 849, 540. 14
I s AR A5 JH 25 4 S e e 47 A3 2, 453, 698, 189. 49
AR RIS RN B (EE /> L7 -"3H1)D -
AR AR 4 3 0L 820, 136, 352. 89

VE: ARSHESASFAENRE A 2015 45 10 A 21 H, 45 B P34 50 Bl 43451 & 20 F) B %

.

% 37 7 Jt41 T



B A 2R EROR T 2017 FFF LME

§10 ERFEMHER
10.1 EE&mPFRFHA ARSI

AR AT RSO BT E AR E.

102 ZEEEEHAN, EEAEANENESHERIINERAFZRS)

(1) AAREIN, FEEEHAREEERNFEZD),
(2) AEMN, T ANNL TR TSI TEERAFZD),

103 BRESEEAN, EE&EW™=. EEFHEVFHIFR

AARE IR T MAFEGE PN e, FEeE s ririt.

10.4 H SH RIS AR

ASHR A I A AR BRI R 2R

10.5 AESHATHIFISTHREFFTER

NI B e R AR H R B LR TS5 B CRAEREE G40 AL SR o it

55 -

10.6 BEA. £EARERRZEEANRZEERLTEFHER

ARG A, BN eI AN SIS BE BN GRS T TR A Ak 11 o

10.7 ZE&MHIER AR 52 ITRA R ERL
10.7.1 &M AHIES AR 5 BT R E B T RSB
SARA NRMoT

RE5 R Tl
mwes |hwew] 4 e | &
/\\ "’ﬁ ¢
wg | PEER || P | mmtk
bR ) - i i - -

VE: R ENER B R R A S (OCT 58 IR BB 3k 58 5 Ji AL 1] 2 AT 5K ) RS A1)
GIEMEF:7[2007]48 5) KA RHUEER, RAREHE 1T 2 FIEFLENMMIY SR &8
Wl BETOKT IR, M2 IFRAM T 3et M55 Hoc.

1. FEGT AL 5 BTG AR AELT T «
(1) LR S AIHE . IR R
(2) 4 35 IR R, 2 EIROLRG




HHFZREROR T 2017 FFF BERE

() EAT NG, B i A A B 1 )

(4) WHFESE ST B8, FFREE SR — I IRl SR = = i) i BRI U Ry, R RERRR R S ZORFE I E il
WEFCIR S s BEMEARAR R A F AT WL S5 AT, R R 2 A AT WL A AT 6 5

(5) A £ % MBUATRIEM KR Z HE R, BERPOVRA AR, evgx A7k

KT RS 5
(6) B MY, A& HMZ4e. FE. [F. S Mg 5mss, s ftam
IR ZEERSY &

(7) NI B AnF AR _EARIEFR A 7 FLHAE 5 5 e A8 518 B MR .
2. HETHZT B ITHIEREFWT:
(1) N FRHE LR bR 2 ik 22 5 s IR 28 HLK
(2) I EIREE P PHIESR L E N ST A2 5 Fr oo R P
10.7.2 E &M IS A TR 5 B u# T AEHR B B KB
RN NRTIT

TR T 15175 R AE 5 BLIERE 5
FrEAM | AL b A B | b GRS 07 24 BARGIE
Bl JRAZ SV LA S| OSBRI | R | RS SR LA
RS . 1 - 1 -
10.8 R B FELXHMEEIT 0.5%FFE

A FRE G AR A5 HH PN i B9 R 8 5B AR AR 0. 5% .

10.9 HAhERE4

F5 NI 1 EE T3 e EE H
E 7 Z R ZE B R T 2016 458 | AR Bubfik. IEZRE R

Vo e R 201741 H 21 H
E A7 RZERakmmyiEs | PR, FifHk. IEZRERH#R

S ST .
E A7 RZERakmmyiEs | PR, FifHk. IEZRERH#R

3| o7 a1 B o 200754 7 22 1
E A7 REZRa R mmniE s . . .

4 | EFETEENA HED (2017 $ﬁ?‘fﬁw‘ﬁ#ﬁm 2017 4£6 /4 5 H
e Je s &) X il
FEFE15)




HHFZREROR T 2017 FFF BERE

§ 11 MR EE SR ERFR
111 REPAN BE—BREFRFAZESHB LR REIT 20%51F 0L

5 W N e e B AR T G HRFFE BN
Ha
HH FrA R mEie s i N
X i 2R FR sz ] e
I = =] A3t 20% < Al
wo | S| AR T 20% i g e FrE 4 "

fRy A ] [X ]

WA |1 20170101-20170630 | 206,420,126.06 | 3,527,322.68 | 0.00 | 209,947,448.74 | 25.60%

N

77 AR XU

ARSI AR I H LR BB E RAT S AU B B IL 20% 0T 1, T BEAF A A BHURE B 1 X
K, I SEEEEEBE . LA, PSR ERERE, T A8 S BUEE S BOIRRN, AR T2 E 1 1E

Hwinlk.
FEETR NV LS H . SR S0 R NS FE A s L &% 7, IR HCE R R /s
B EH AR A
11.2 EMEEE R RN EMEEER
To

% 40 5 341 5



HHFZREROR T 2017 FFF BERE

§12 BAENMHFER

12.1 FEXHFER
12. 1.1 A [ENIE M 2 [ 5 22 AR S B B 07 T T I B 4 ik 4 SR AR 1) L A
12. 1.2 (EEZREROEDTHHESEESEESS
12. 1.3 (EZ2 R 08 Mg i &5 S E il
12. 1. 4 FEEI S BAEAAE B
12. 1.5 iy WA E A 2 (R AR A IR M i i 2k e AE i e A b9 I & A
12. 1.6 H [ IE i 23 2R A HAth S
12.2 T304
[ A 2 (R e < B PR ), il A6 T P I DX < ik KT 28 5 B 48 2 i 95 Hh
2 5112
12.3 BT
12.3. 1 BV [A] A B4 2 7] 5 2 A1)
12. 3.2 B A oy am] Wk & e JE 4 7= A< 5 B . www. gsfunds. com. cn
12.3. 3 $RATA A A% iR %5 g ). 4009-258-258

Zl
=

EAFZRESEHFRAF
201748 A 25 H

% 41 00 Jt41 0T



