ZHE 500 A2 5 B Fa 5
IR EES
2017 P FEFEREME

201746 A 30 H

HEEFEN: ELRESEHERAT
HEFTEN: FEBITROBERAHA
ZEHHEE: 201748 A 28 H



V62 HE S00ETF2017 4240 BER A i 2

§1 EERRN

1.1 EEHRR

BEEEHNMEF S, EFRUEARR S TR R ERICE. SRR el E K,
T LN AR ESEPE . AERR I A 58 BE VAR AN 0l SO A T . ARFEERE A =0 T
DA B S HS A, FHERKER.

BR8NP EHRAT RO A R A FRIE ARG FAE, T 201748 H 256 HE& 17 A
I S5 FE AR BRI RIS WSt . RAGIREENE, RIEEZNE
AEAE R BOICE R T I RIA Bl R .

BB NS LSS H L B ST i B ) RIS P R 55 7, (B DRIERE & — 2 R

0

BB R SUF AR FARMKE I . BEHA KBS, 558 AL AT BT oR ST R A 48 e 3 A
e NEEE S TIR RN SN

AR PR 1 B AR R A B0, SR E T VRN A, BB AR IR

ARG I 55 BORERZ BT .

AREWIE 2017 4 1 A 1 Hig= 6 /30 Hik.

=
[\
=
¥
=



V62 HE S00ETF2017 4240 BER A i 2

§2 E&FEN
2.1 ZEHEKIFMR
4 TR i 22 HilE 500ETF
) A TR % 500
HEERY 510520
A (Y 5 BT IR
e FAERH 201442 H7H
REEBFHEAN WIS A TR AT
BEEAN H ERAT I A PR A A
R R & 00 B 30 97, 090, 964. 00 £+
e AR ANTE I
FEE AT RIES A 5 BT HFIESR A 5 P

FTi Y

2014 4 3 H 10 H

2.2 &MU

BOEPREAAR A TEAL, 18 SR R R i 2 AT BR A VR 2 B /)

B o5 H bR .
A AW AIGE LS, KA EERE, %K
3 BEAE AR I TR E I R AER A AR B i B A s
B S FERRHE A (1) 48 A I S HAE A8 A0 1R AT AH B U %
) ARIEGHR R TIRIFEEURAM I A3 Bt I 1) 58 7= Lk
BIAME T FE 4 B 7= 1 E 1 95% MK T AEBl 43 & %
F=HI 80%.
b g b A e v AT MY 53 LI HE S HIE 500 FEEUIR R 2R
KIS B EEE, NRSWEETREGES. fith
et HES5EMigEES . RAEESKHTETHVERE R
PG B AR E

IR R R, RA ShrdaE. LEARRITREOT A
R MBS T I AR AR X WA 2 AR AL

2.3 EEEFEAMBESTEAN

i H A= UN BEEEN
S W I AT IR A A B RAT I A PR A A
P4 5 Tk
FEEMWENTIN | BEREBIE 0755-83026688 010-66594896
ERRIF ] info@lionfund. com. cn fcid@bankofchina. com
P IR ES HLE 400-888-8998 95566
fE 3 075583026677 010-66594942

2.4 ERBE TR

Bk G A AR T 1R S BN LI

www. lionfund. com. cn

P4k
SRS R E A HEERALEETTENMET

3 U 35 7



V62 HE S00ETF2017 4240 BER A i 2

§3 EEWMFIEH MBS HERI

3.1 EEXTHEIRMM F T

EREAL: ANRMoT

3. L1 JlIa)Ecd AnE b

WERQOITHETHLIH - 201746 H30H )

EN R sl -4, 984, 121. 06
A -3, 324, 853. 85
HRAST- 35 35 4 4y B A BA R -0. 0338
AHARE G B E I KR -2.18%

3. 1.2 HAREHE AT bs

AR (20174E6 H 30 H )

FAAR AT AL 43 FC 3 440 B0 31 0. 5944
PRI 4 8= 13HE 154, 805, 639. 69
AR S B E 1. 5944

E: O EREEWSHRIR A OIEFA N RIS ) 2 6 15 35, TS5 SE Pl 7122

T PrsIscy.

@  AWIC I R AR . Betlia . JHRIN (& A e A2 sl o) MERAH
R Y AR A, AR A O SEBUC R In A 2 Fepir i A2 sh il as

3.2 EE&FERN
3.2.1 EESMHFIHEH KR K HE 5 RS LI 2E R K
e e | gitbi | kSt
Bt B2 (D) WK bR | RN | AEIRGGE R bR OE) @—®@
o HZQ EH6) HEZD
TE—1MH 5. 24% 0. 90% 5. 39% 0. 93% -0. 15% -0. 03%
HE=MNH -3. 85% 0. 98% -4, 12% 1. 02% 0. 27% -0. 04%
TEESNNH -2.18% 0. 86% -2.00% 0. 90% -0. 18% -0. 04%
x5 -0. 69% 0. 87% 0. 24% 0.91% -0. 93% -0. 04%
Pl s o 62. 18% 1.99% 56. 39% 2. 06% 5. 79% -0.07%
H3E4 5
AR E A 59. 44% 1. 90% 57. 98% 1. 98% 1. 46% -0. 08%
4

T AT G RML ST By e 500 fiREii et AR .

8




T2z HIE S00ETF2017 42 4F B4R 5 g 5

3.2.2 BESEFAERRESHBRTHHMEN KRS LIS FHHLS B
m BT LB

204.90%

184.41%

163.92%

143.43%

122.94%

102.45%

51.96%

G1.47%

40.98%

20.49%

0.00%

OG-0 10 oo

LW L [ s [ 1 L S SO ...~

e L 1 U T L A S B e

20141200 1 |

2014-02-07 -

2|
20
2|
20
20
2|
20
2|
2|
20

[— W41 W SOOETIRE 4 W KR 7D UM KK — U5 501 B SOOETIE 45 Lt 5 3 1 3 ¢ |
e AEEWECHN 3, @O IS5 R % % ™ i B L7755 RHUE .

=
=
¥
=



V62 HE S00ETF2017 4240 BER A i 2

§4 EEAMRE

4.1 EEEWA\RESZHEFELR
411 HEEEEARREERESNZR

B 2017426 30 H, AL BT ) I 52 FOTRIE 4 82 T HAE R B 3 4
WG, BRI SRR G WA R A B S e
KR AT B IS, R R BB AT AR S . B RRK IR A RIS 4
SIS B 2 e . W20 100 SHHES VL G . W9 b/ LRI TR & B 25 4%
B, WRERRIEA TSRS . RS SRR S, LIEIR A 5
TSR 4. % LB U8 5 T MR B S5 Y e s 12247
W EIIR A R M A, V9% SRR & T E SR S s T2 BRI R P 2 457 3
G R REREE SRS (LOF) o M5Bzl /) R i BIR & S 3, e
FHIE ML R KA B BB M S . BRI B AR AR RV & . 2R A R
RAEHHA IS FMRERERE 5 AT MRS OIS 3 4 . i 20T ORI I SR S e e
Sl BRI RN RS AL S A S RIS AR S RE R R e, 25 O
B MIPRR R R A R G W R s T O A B 5,
B WP BE R RV &L B2 I 500 42 5 TF RIS RO 45 3 . 1822110 98
Pl R R A R S e, WA R R E R T e. B s T, #
KEW R BIFR RRAE R R A e ORI B S . 2R
WATHE SIS . B RAINS SRS . W H AR SR e (R
T B IS B M G . B 2 RIE 500 38 5 T IMGR IR BE B4 e G BB & . i 2B
U R A LR A T SO S T S I B B e . M B AR A
BHVES. BRRERARANIESA RS, WENBRARATIESRAES . BXEE
AR RIS B . T SeH b IR R L B R A A R e . M B AT 2 B
FREEE . HEBW IR R IEIE RS AU R 4 R Rk R iEEC B IR S ISR
VA, V(R R R R I IR A B SRV R e P I T 5 B S 4,
412 #4588 (RESZE/N) RESZHEEHBERA

3

B

_L—H‘

FEARGHEGEE (BED IR | e
44 HR5% 4
fEER H B AT H B AP AR
BN 1 Ve ] 0 | kA, B




V62 HE S00ETF2017 4240 BER A i 2

Gy SEHAMR AT 2005 4F
iE 3 HMAN B ZESEHARA
100 45 a), PHEMTLG . L)
ok g5 ., REal, RiE s,
e TR A TN, BT
ot 2007 4E 11 A & 2009 4 10 A
Z:B LN FAAFVE 2B G K SE IR TR 4%
Gy ViR R T, 2009 4F
EADE 3 H #2010 4F 10 A R %
AR R B RE 5 4% BT L e 4
By 23, 2011 4F 1 H & 2012 4F
EF5% 7 A AT R e BRI S UE SRR
A WHREFELH, 2011 4F
R 9 A% 2012 4F 11 A#HFiE%
. i T BRI SR 3 v 3k &
ZHIE (LOF) J:4:28, 2012 4F
500 32 7 A AT HIE 100 FREGIE
5 B P IEL J it 2 PR B K,
i KIS JOE R B R e 4
Br 28, 2014 4 2 HETIEL
e HHIE 500 52 7 B T8 e 2k
& M FEE LT &5,

I dk 2015 4F 6 H g Ei 2 Hik
SHE 500 52 & B TF AR HOIEI7 4%
ZeBL HRSEE S RS2,

H: QU EESL M PEIRH AR S S RAENZ H;
@UEZE M) Er SCEM GIEZRI MNP T2 3R T MED) IR R e 55 .
4.2 EEANHREHAEESBEENTEHBRIAUHA

e AIE], T2 R 500 28 5y BT RGARBOIE SR 3 0T R PN A IS T (e N RGN
FEE R R G ) KA SGEFNEM, H5F T (2 HiiE 500 22 &) BUF I B H0IE 77 4% 5
EESER) WME, M5 AL EHEGIE, ARESREE IR K EERENT N
4.3 HENREHA AT H BRI L THA
4.3.1 AF3 5 B RHATIE R

FRAE IR 25 2011 FEITH QUER B ERSE AR AP LS HERFEL) , AAH
BHIFRE T R ESEHARAR AR SHIE) o GIEREEOTFEEN ETRE. 6iIFm
—RUTHRIN . RIS G AR T E EES), RINHR S SRR W, BB, 25
PAT BTG SR B BE SAH R 1) &R .

R FTTH, AR AR A REHAEE AR & IR, IR E, AR EH

St

=57

=it

35 7



V62 HE S00ETF2017 4240 BER A i 2

HRIE AT HAR. R RIS R B AN, @ES7 A [R5 20 5 B4R B0 R ik FE IS 5y )
FRILEE; AF AR ERACHE, AR RREZ S, falh, A% %
Bt gk RIS R ER R 7, BB A S EAERBGER ] AT DL E E R, R SRR 45
VEFBELEN M EMFET; AFEN TS REE TG, Fra NAMEHT 7R S8
CH B KA, IFRIEZA G0 BT A BT 7T R AR B S R RO

L oHPITTIH, N TN S, REEENERRLH RGHWE T AP 56, 3ZhH
CHZ IR TR S AR AL R W HAT T 154, iR 2 MBS AE R — I mUR A —iEZ ik
THRTT R 4R IR, I HTTINER SR AN, HE5 5 RS H I ZIE SR L S i
#ESAZ B R B SR B A G W TR R I, AEA TR AT ISR ISR R SN AL
GG, (ES5WIEZHT, SEOR A E BT A e B s s, JER eSS~
REEAL Gyl e A EFESRICHE R E Ja, IR0 G B0 R W BEAT 200, an SR FR I A A AR,
MRIEAZ ML H G20 G 1) IR AT L A0 e s X THRAT I T 58 . e 6 Ko T
KoEAL o, BRBEAEPZHRFAEGH G AL 5 PO MIEREIES, 25 L iRATIR T
B G T S iiiA, RS “CIfraese . A ARsE T BRI CRAE SR S 3R AR AT
L alEE.

AEIN, AP G HIESAEPATIE I REF, REIE R A2 5 6 RO
4.3.2 REL T AN TV

AEETARENNNMAEREZ ST N AEPNESEHENERNTIARREAGSS
FI5E Gy Bt A TSN [R] H S8 52 55 BOSE 38/0 1 B0 A8 By B AAFAE R IR 27 24 H B B 5% 1%
B
4.4 EENNHRE A ZE SR B SRR SR I T B
4.4.1 MEPA TSR BRI AZ/ES T

AN, AT B AR R 22 0 ] B BRI i 129 2 X4 i £E T BB R 20 8 TG L 2 Y
R HIN, ARSI FEIERRERZE LT, SaEhliad, B, RERZERE=AJ5m,
o SKREMKIEEBEU e W, £, REEREARHCEESBHImE, £=, dTE
TRCEEANRE A R . RIS E I NAER S A [FIRIE W BRI E 4 B Lu il 9 2 306 1 B2 [ BT =
TG ZORIE LT, RTREE R LR, DR IUIE R S R PR AR 22 5 i 25 1
4.4.2 MEHAESK SR

HAEME IR, RESMAFER 1. 5944 Jo. KRG RS M EE KR N-2. 18%, [
AL S L A v 2 5 -2, 00%.

N
i



V62 HE S00ETF2017 4240 BER A i 2

4.5 EEANEZMAEH EFTHHRATWESKHERE

JEEAK 5, WEARME, AEREHEZ KA, WANESES/NMUATHE, WA M,
WS EEVER R T b A "L SURIE ARSI W] REVEAR /DN, (EREIXAN I RRAT 5 B0H K)o
M KCRE, BT AE, MEFMH, A, S2REr; ARHIRE, mHild—
AN SRR PRI, AN E Pt S AT . BRI R, SEAEE AR E, XM
B PR ER), MR, RRIEERRFTR, MRAMER; Ko, UHrfERBER
ABETHBRFEA L AHE, A% A BB B VAR BIX A E, T BRIEE IR o 2 S B
KL RS .
4.6 BEEAXNRENAZSHERFEFETHHA

AN, ARG BT ARIE T (b THEN)  GEFR R BRI RS 4R 5]
DB R EIE 7 B B R A AT ) OR TEZR R R B e AT (b 2D A5 M 55 R 6y 350
FEH A RETHER) 5 CRT#E— P HEIE R R R SN SR T E ) SMHRHE
A e A FZ0E, HHE M E R AR S N FA R I8 N — FBHT, e 0 8imE AL es
BB E G, A REITE NEREIRE iA RS E A I AT AR P AMER M E
RS 2 RS R R 2547

AN, AFHE TR IR S EBCRARE T, IF i e, M5 Era . Mg

FEAZHR S WS E e, ] i o ol 30 S e e B A ALl A B /N, AL, 4R SR 1E
W55 o AN R AN A R AR TTN B, 2 BATEE S ML B . Tk AT RE DA SG TAR 2 1,
HZ AR T RA i iR . S B A RN E /NI B0, A AN Je 4 H R A (R 55,
B Z A BN 28, 7T DASRBCIN 558 — BE58 o ) A B TR A S, DR BUR DA SIS A =

A SRR, IR H R R B AT 38 R, SRS G AR A7 &2, DRI E BRI
Fi)— itk

A, AT G ARG SAE A SN E M AR S5 -
4.7 EE ARG I ST S EAE U U

ANIE A R, A G W ot 20 TE S U < A7 2k A0 B2 AT [RS8 0 O ki as 1P
A% 1) 2 B (G A AR B TR B R I A 21 1% DA B, B A8 BN ALHEAT UL 28 0 i 5
FERF & LRI SRAFRIRTIR T, ARG EE L DN 12 1K, BRI e 7 Be o
B E SRy . (AR 73 T i 6 < v 1 K R R AT RE U A RO 4R B RT3 AL i a7 iR
PO 3 IEEE B E N A ME R, AHIE .

FR A IR 4 e S ) Je 5 4 SEFRISAEE I, A ARG U EE 4 Bl S 0
9 Ul 35 7



V62 HE S00ETF2017 4240 BER A i 2

4.8 |EFANEFEARF RS ANBRE ST HEREB K UH
AR, A SR MBS A LA H U S U A AN — A
BB HAL T T T e Y

%10 T 35 T



V62 HE S00ETF2017 4240 BER A i 2

§5 FBEARE

5.1 WMEHAARESHE LA FEBILEN

Ak EHIN, PEETROARAR (LR “ARIEE N D FEX 1% HIIE 500 52 5 B TR
AIBOE AR TS (DUFAR “AREEE” ) KIEEIRES, M8 QEFRTRESE) LA
HRIEEEI B S RALE A RIE, AMAEMFEESNIREA AP EIKAT N, Ba
IR S JEAT 1RSI 55
5.2 FEEASHREHNARLSHRFBEEITE. BETHE. FES RSB
i

ARG, AT AR GEFREREEE) LAV SGEEEI. B e A FAFEE il
IRLE, WAKEEE AR TS ET 7R ENIE, SNESE - FENE . ESmHH b
WL R A (R TF B DL S i 4 B O SO D THEAT T INEO B %, RO IR &8 A a5 4
R TEEE PN
5.3 FEANALEFRE PMSEESARNEE. BHRANZEREEL

ARG RIS 4EAR . HERIL WIS MR (F: WStk i
“CERhTHERES REE” HREIEE NERZIGEAD o R A IR SR S A T,

11 35 h



P22 HIE 500ETF2017 4F 2245 B 4 o 4 22

§6 FEEMFETHRE CREHT)

6.1 EEHAMHR

it AR W AE 500 52 5 RO GIEBOESF S5 R A &

WEwIEH: 201746 A 30 H

Bhr: NRM
_— AR LEER
201746 A 30 H 2016 4£ 12 A 31 H
o
AT 5, 605, 383. 39 6, 098, 597. 82
= R O 443. 10 90. 82
7 HARIES 4,018. 23 8, 433. 68

P Vi

149, 849, 193. 81

159, 020, 449. 43

Horp: BRSO

149, 849, 193. 81

159, 020, 449. 43

HERH

fgF R

P SCRRIEFR BT

e E R

AP G

KNI Bl B

I ISCIE S K

USRS,

1,426. 19

RSB A

ISR

I S AR B

H b 5™

it

155, 459, 929. 28

165, 128, 997. 94

SRR & R

AHAR
201746 A 30 H

R
2016 4£ 12 A 31 H

1 fit:

SEIEEN

A8 5y V4 fal 7 £

AT E R 7 f5t

St 1] 0 < i 7 K

R IESRS HK

16, 299. 33

JOZ A I [

JSLAS A PN\ AR M

61, 822. 26

70, 534. 13

R FEE 2

12, 364. 44

14, 106. 82

JSEASS A B R 55 2

A 52 5 B

41, 673. 80

70, 090. 73

AT R B

55012 50 H35 01




V62 HE S00ETF2017 4240 BER A i 2

AR IS, - -
AR - -
18 S P 5 471 £t - -
oA A7 £33 522, 129. 76 204, 213. 36
it 654, 289. 59 358, 945. 04
BB E N 2R

S 4 97, 090, 964. 00 101, 090, 964. 00
A BeAiE 57,714, 675. 69 63, 679, 088. 90
- &t k=nas 154, 805, 639. 69 164, 770, 052. 90
ST T A B T 155, 459, 929. 28 165, 128, 997. 94

v fE#EUEH 2017 46 H 30 H, &M EE{E 1. 5944 Jt, FEE AU AT 97, 090, 964. 00 177 .

6.2 FIEHRE

bR W HIIE 500 A8 5 T TF G BUIE S % 3 4
AR 20174 1 H 1 HE 201746 H 30 H

B NRMIG
A1 A BT LA
% H 20174E1 H 1 HE20174F | 20164E 1 A 1 HE 2016 4¢
6 H30H 6 H30H

— WA -2, 526, 515. 62 -36, 481, 891. 77

LAE N 23, 752. 32 25, 022. 70

b fEEFEIRN 23, 752. 32 25, 022. 70

e ISV ON - -

PEPE L RFIE SR RN - -

SENIR A Rl = U - _

=NV ISV ON - -
24T (AR EL “-7 HEHAD

-4, 230, 057. 17 -7, 395, 561. 84

Horr: st -5, 063, 875. 31 -8, 305, 236. 74

FE vl - -

(e randi&nl - -

B RIS B R U A - -

bikA -ty and & - -

firtE T RIS - -

RIS 2 833, 818. 14 909, 674. 90
3ARMEES . (KL

1, 659, 267. 21 -29, 164, 917. 74

“7 SIHEE)D

A0 s (BREL “-7 SIH

%)) B }
S5HARIRAN (KDL “-7 SIH

50 20, 522. 02 53, 565. 11

W =\ H#H 798, 338. 23 871, 538. 32

%13 T 35




V62 HE S00ETF2017 4240 BER A i 2

I =SLIPNE 1] 395, 451. 18 416, 144. 89
2. fEE 79, 090. 22 83, 228. 94
3. HERS T - -
4. Xy H 74, 345. 50 122, 365. 89
5. FLESCH - -
Horbre S [0 4 R B 7 S - -
6. HAthzEH 249, 451. 33 249, 798. 60
=, FlERS (BB

“_» B3] -3, 324, 853. 85 -37, 353, 430. 09
W PTS BT A - -
M. &R Gl “-

» B -3, 324, 853. 85 -37, 353, 430. 09

6.3 FrEENE (BEEHE) RIR
U ERE: WLHIE 500 &2 5 BRI BGIRBOE I 3 B &

ARt 3

20171 H1H&E 201746 H30H

AL NRMoT

A5

201741 A1 HZ 201746 A30H

=i
m

S

R BCAIE

CIRCE g ¢ a=nry

— W E B
(FE G FED

101, 090, 964. 00

63,679, 088. 90

164, 770, 052. 90

—. KzE s A

B SR - R E VN - -3, 324, 853. 85 -3, 324, 853. 85

WFED

=, RSN HL S

PR I 4 v AR Bh 5L

AR DL ¢ B -4, 000, 000. 00 -2, 639, 559. 36 ~6, 639, 559. 36

51D

Hep: 1S HIEEK 2, 000, 000. 00 1,178, 915. 67 3,178, 915. 67
2. FE 4 B[Rl K -6, 000, 000. 00 -3, 818, 475. 03 -9, 818, 475. 03

VO A R <
A N3 B = A2 A 5
SAHMEARS) GHERED
LA =" 53D

v BIRPAT BB o
(e

97, 090, 964. 00

57,714, 675. 69

154, 805, 639. 69

B H

5 BT L3 18]

20164 1 H 1 H&E 201646 A 30 H

14 T 35 T




V62 HE S00ETF2017 4240 BER A i 2

BE A5 ECFE B E N R E T

—. WAV #H A A
CH A ) 105, 090, 964. 00 101, 253, 185. 55 206, 344, 149. 55
= A E DA
[k G AR A - -37,353,430.09 | 37, 353, 430. 09
IR
=, KRR EMHL S
7R ) A E AR B A
AR L “— B 2, 000, 000. 00 946, 135. 14 2,946, 135. 14
12Ip)
o 1R K 6, 000, 000. 00 3, 241, 342. 35 9,241, 342. 35

2. FE 4R A 3K -4, 000, 000. 00 -2, 295, 207. 21 -6, 295, 207. 21
VY. A 30 1 i < A A
A NS ECRE = A 1 5
SR QFE D B ) )
PL “=" S5
Ty WRIA &R
CH A ) 107, 090, 964. 00 64, 845, 890. 60 171, 936, 854. 60

IR PRI 55 R R AL BB 50
A 6.1 & 6.4 WSMRBE T HRTIANEE:

L3558 BEA N BEAN
HEEHNMTTA FESITEMATA 2TPHL BT
6.4 WERME

6.4.1 FEEFAFM,

W22 FIE 500 28 5 BUTFIRGRIR BOE R T RE 4 (IR “AREE4:” ), &P EHESR I B R A
= (FiFR “ B 27 ) IEMVFAT [2013]1513 530 (e F A% % HilE 500 2 5 AU F 2
SRR BT S LI R R B AR AL ) ki, T 2014 4F 1 5 6 H 2 2014 4F 1 H 24 H itk
AT ATFHAR, G B B RAR S TH T 55 BT CREFR S B A 1K) B0 8, ARHE & oy R A 2> A TR 3E4E HATBR
I 2 5 BOE BOA % 4 AR 733, 792, 000. 00 7T, A ROATE 4807 4 iAo AR T
14, 000. 00 7T, 7 e 54 B 45 W e B0UFI A S 9 A BT 733, 806, 000. 00 7T, #ré
733, 806, 000. 00 53 4 (4 AFEG R AR 2 A TF R A SR SN B
17, 223, 500. 00 fiz, ¥ HE M N RCE NG R —H (2014 4 1 H 24 B) B0 ir&6 200K E
HEHA T AR T 145, 284, 964. 00 JG, #16 145, 284, 964. 00 1 B & A, & & FEMHN
20142 H 7 H, & RAH IS ETN 879, 090, 964. 00 {73 I 517 4l o

15 T 35 T




V62 HE S00ETF2017 4240 BER A i 2

2 BIRERAZ ST (BURfRR: E2RD BiEfiF (2014164 5 CRAER R, A58 T
2014 4 3 A 10 HAE EAZPrEMsc 5 . Eisg G, AR R T i 5.

AIE G NG TTI, FEIIRAE . ARERRSERN NGRS EHARAA, e
FEE NN ERIT R ABRAR . (#E22HiE 500 28 5 B R IE BOE S R FE S 5L G E )
(2 HIE 500 22 5 BT AR BOIE T B A et S UM 45D 85830 A e s h IS = %

;gtéo

&l

ARIEGHI 55K T 2017 4E 8 H 25 H O AR K G HHE G B S LG8 Atk i
6.4.2 £ THRFE Mt Em

AR Fe <5 B W0 95 ik 3 2 HE A BB A ) ALl o THHE U A AR SR RIE (LR G “ Al
) R R 2 R AR 9K T R AT\ S S54RI SRR E Gt RIS AE B S THZ S ANE B R
TP 2% 7 o RS54 8 ik G Ml £ R A (0045 T3 AT M 52 55 4 1
6.4.3 OGNV TR K HoAbA SR 2 I B

7% T 5 I 55 2 1) & 1) 155 M 2 - DO vl [T IE 2 R A P O T B A L S 5 A A K
WUE B R, 5L, SeBEHh M T ARG 2017 4E 6 H 30 HINW SR IRM AR 2017 4E 1 H 1 HE
2017 4 6 H 30 H i-JH R 278 e AL S E R B I Ol .
6.4.4 FMEWXARSHTECR. St ERE—ERREHE—BHI3H

AREEG AR E IR 2 THBOR . ittt 5 il — W16 S A — 2
6.4.5 STHBURM&THETHRTE AR E5H T IE RT3
6.4.5.1 <THBUERARE K¥

AR BB AR AR I TR) G 75 U W ) B R T BUR AR B
6.4.5.2 2Tt THAR T K3

ARG AE AR S WA TC 75 Ul I A R 2> TH kT H AR B
6.4.5.3 ZHE ERHH

B AEAAR A JC 75 ST B R ik E R R
6.4.6 Bl

RAEMBL  [1998] 55 530 (AR, [ SR 55 Jel Jmy 5k T UE F3 $5 Bt B UAC i /it A 3 )
v B [2002] 128 530 (ST IFBGIESF R B3 2 A7 RSB R R )« WL [2004] 78 5
N ARTUEF RS RIBERREm) W8 [2012] 85 53¢ (MBGH. ERBS LR, E

W2 st b T A J B B LR Z2 BN NPT A BB A DG i B aE &Y o R [2015] 101 5
%16 T 35 T



V62 HE S00ETF2017 4240 BER A i 2

(e N P57 S NI =S S Rl s /A 9 s AW B3 A AN IR S 2 6 i S P LIRS ap RS 1))
~ B [2005] 103 530 (R T BeAl oy B il m oA RBUBUR R i Fn )« EIERZ T [2008]
16 5 (O THUF R BAIE SR A8 5y ENAE BB 2 A OC TAE @AY SIRYINESRAE 5 BT T 2008 4 9 H

18 FURAG ) CRYINESRAE 55 i 5% TAUFUE 23 52 By ENAE RN 7 sCI B AR B a@ Ay W
[2008] 153 (WMBEE. HEEBLS LR T AEE TIEBCRREED) - WH [2016]
36 T30 (MBEHS. ERBLS S RKT 2T E B SES AR S sy ML [2016]
140 53¢ (RTHImeRt. IR 208 MRS S8 (R BORRE ) WAL [2017]
2 53 (CRTRE T WIS EBIBRA KR B F @A)« WFL[2017] 56 53 (RTHE™
HEE R A R In] AR B HARAH SR S5 M S 55 0, AT 0l F ) = R T R F

(1) PLRATRESTT ASERE, NE TEWBMERTEE, AMESCE LA,

(2) MEFHB RIS E NGB AL LRE . SR Z MR RAERCE L.

(3) UEFFL R E B MUEZF T AR IO, BRI iR ZMIRON, R i
B RN, B EFLE BN S HAR IO, A EYC AL B A3

(4) H 2016 45 H 1 Hig, 7E4EEHE A AT E WA SUERE AR (DUTR R “8 5o ”
) kA, #HD. UL SR ARG E T E BB, MRV, B8
EDVBL SO SNE R . IR BT IS (H AR e, TGO T ES) FHAE
FABE G SIS 22 . IR N RAEI B B, [ 2018 4 1 A 1 Hil2, R B> S B8 & %
B i R R ARG E BT Sy, S S U BT, H R 3% AR R SN I
XF BB AL AE 2018 4F 1 A 1 HETiz &l AR R AR RIS ER BT, RENIEGEBIR, A
TN COAONERLY, OB G = E R BN CUS H 0 A3 (B 938 5 Gk o

(5) B4 AR AU i 5 e 7R 7E R A 43 B g 2 o 2 A8 e R0 P e AR S AR ety B0
W, B RAEWENIERL. BTSRRI AT L.

(6) XfHEGEHFHIBCEERIBE . AN, FRIALEYN, B ET AR RITHZRRA
MVAE 7] 43 S AT RN IRARIIARESR 20% 19 ARS8, | 2013 4E 1 A 1 HiZ, XIS
LR NARSE 7 B IR 22 A TH A NS B BB TS0 SR BOUIRRAE 1M HBLAY ()
LA 1, IRt NS NB TR FRBROIRRAE 1 MA M ER 14 (5 14
(1, BFEAZ 50%TE ANLARE TS A:  FEBOIBR A 1 4R, BAUEICH VA 2013 4F 1 H 1 Hilg
F 2016 5 9 A 7 HIIEIE), EREZ 25%TH AR AL BBCEIC HAE 2016 42 9 H 8 H LA
JEI, B RAEA NS

(7) HE L TESR 0. 1B R BRI ZE AL 5 ENAERL,  SE N ARSI 5258 &) ENAER -
017 W 35 W



V62 HE S00ETF2017 4240 BER A i 2

(8) X Bt (BN AMPGFEE) MEE I P IEFON, EATESA AR5
ARV S8
6.4.7 KEXFT KRR
6.4.7.1 AR BAFFAE R ¢ R B A B X B 230 RSB T RAE R HIIB ML
A FE G AR A IR AE 32 1) 5C FR B HAth 3 R 55 96 R IR ORI T TE R AR AR A
6.4.7.2 FREMSEERERRZ 5 HIERET

KEKTT 4R HAEEHIRR
T E XA R G EFER TR A F B NBAR
RYINTHHE R B R 2 7 B NBAR
KAEH 28 TR e A R A 7] B NBAR
RS EHRAF RN EEN. BHEHL
W E AT It A IR A # FEEN
giﬁggixﬁﬁﬁmﬁhﬁﬁ#&ﬁ M B

VE: TR A B IIMEIE R S5, e AR ML 4 KT 5L
6.4.8 ARG K LA BT IR R 5

6.4.8.1 BT REEH R 5 B IuHTHIAZ 5
6.4.8.1.1 FEZ 5

AR G AR I S A AT E T P ARG I SCHR T AE By B e AT IR ER AL S
6.4.8.1.2 BUER 5

A HE AR Y A B b R AT B B A) Y R I DRI T A B BT IEATBGIEAL 5
6.4.8.1.3 NXAFRERTT S

AR B AR T I P B b T G R A I 8 SCA SR IR T AR 4

6.4.8.2 KBTI
6.4.8.2.1 HEE S

AL, NI MoT
N AT AR
i H 20174 1 A 1 H&E 2017 4F 201641 H1HZE201646 H
6 H30H 30 H
MR A FE G N AT
k=i 395, 451. 18 416, 144. 89
Hodr: AT ENIIT _ _
%18 W 35 |



V62 HE S00ETF2017 4240 BER A i 2

BT | |

T ARHESIE PR RT— H AR B A 1 0. %R IHE . EH R E AT
H=EX0.5 %+ 44 R
H g R TR I i 47 1 9%
E i — H R4 5 =5l

FEFMBARHUE, EHRIEGMAAKR, LA @ESERNSEEIEE Nt
—H8UE, MESFEEANTRHAE AR 3 TR NS f— RIS AT R RS E RN FI8TE
SEERH . ARES, SOTH IR

6.4.8.2.2 H&FEER

A ARMIT
A 4 T B IR
i H 20174 1 A 1 H%E 2017 4F 20164 1 H 1 H% 2016 4 6 A
6 530 H 30 H
IR A BB S
HHE A o 79, 090. 22 83, 228. 94

Vs ARFEG AT AT — H SR E N 0. L6 F SR FEE R VAT
H=EX0. 1%+ 244 K3
H Jyfe H RETHR 5 4485 %
E AT — 4 5 i

REEERGEHIE, BHRUESMAAR, %A @ESEHNSEEITE NZXT
—HUE, mESFEEATRHAE R 3 TEHNAIESIM ™ i — RS S SR N 8%
SENRE . AR, ST HIRE.
6.4.8.3 HREX #EATHRAT A AL IR (5 BIW) X 5

AL AR 5 3T P B AR RE AT B R P9 TG 5 R By BEAT ERAT 18] RDL i 7 (K 5 2 (55 [ ) 22 5

6.4.8.4 ZREEFREAZEESHIENR
6.4.8.4.1 MEWNESETEANCHBERRERELSZSHENR

AT AR A S N e b A R T B SHIA] A e 3 S BN T [ A TR e BB AR S B R O
6.4.8.4.2 REHIRGBERESEENZIMIFEARBTT R AEZSHFIL
AL A7

19 T 35 T



V62 HE S00ETF2017 4240 BER A i 2

AWK FAEREER
2017 4 6 A 30 H 2016 %£ 12 A 31 H
X FrE R4 FrE RS
I 7
S P e P e
He L1 b4 B e SRl o3 S S
A Ee I L1
WL HIE
500 2 5 BUFF
TR BGE S 90, 000, 000. 00 92. 7000% 94, 000, 000. 00 92. 9900%
A i
H4
6.4.8.5 HXBHRENRITERKRBE Lr=ERmF BB
A, NRmoo
. A AR LR A
%;? 017 1THIHE201746 H30H| 206411 HE201646 A 30 H
* HAR R A ELEPSIISPN HAR R A0 =1 SIDSYIPN
W EERAT A
A 5, 605, 383. 39 23, 207. 61 6, 903, 740. 12 23, 497. 99

T ARFEG AT R SATE N EAAT R A IR A R RE, HodE IR R L E MR R .
6.4.8.6 AEESIERHIINS 5B ARHIEF KL

AR HE B AR I P S LA BT EG SR Y TCAE AR B TN 2 5 ORI T AR IR SR BB D
6.4.8.7 FAhIRERAE 5 HIH Ui 3

ARG AR AT AP S b BT LA ) P T A SGBRAS 5 S
6.4.9 Bk (2017 £ 6 H 30 BH) AEEFHE WA RIESS
6.4.9.1 FHAMGHTK /3 KIS T TR REA 1RE 2R IES

BRI IR 2017 42 6 H 30 H ik, ARE:E T FEIEH K /3 K UEZF T IR R
A AR 32 BRAE ST .
6.4.9.2 HIRFFH FEIHE S TRIEZ IR BEE

S@NL: NRMTG

AR =3
M EEAR B B WK | IR | %
. o g | RN | BRER | il SREW (5 (}f) sorea | |
15 R AR A 1
E o
&R ]
000656}%}\ 2017 £ 5 H 5 H|E KFHM 6.54/2017 4£ 7 A 5 H| 5. 92| 140, 600| 767, 749. 93| 919, 524. 00|
600643\ % i 2017 4F 4 H Eb =1 14.98|2017 #F 8 H 2 H|16. 48| 56, 040| 775, 010. 71| 839, 479. 20| -

% 20 71 35 T



T2z HIE S00ETF2017 42 4F B4R 5 g 5

H£H (17 H
R 2017 F 1 H

002168 , EARFEI | 16.99 - | 33,500| 386, 508. 81| 569, 165. 00|
HfE 23 H
KA1Z 2016 49 H

300088 ERHW | 15. 752017 42 8 H 9 H|14. 50| 34, 000| 383, 808. 89 535, 500. 00| -
B (12 H
ZKFH 12016 4E 11 H

600673 K 7.29 - - 68,692] 539, 289. 29| 500, 764. 68| -
HEL (15 H
¥ 2016 4F 12 A

600655 ORI 11.32 - -| 36,400 631, 050. 52| 412, 048. 00| -
w20 H
Hiii 12017 5 H

002013 RS 10. 332017 4F 8 A 2 H|11. 36| 35, 632 457, 704. 91| 368, 078. 56| -
HLE |12 H
Bk 2017 F 6 H

002127 E- N 12. 082017 4£ 7 H 6 H|12. 61| 27, 100| 335, 084. 16| 327, 368. 00|
29 H
Ke

300134%4& 2017 4F 2 H 9 HIEKFL | 23.36 - -| 13,920 395, 658. 18 325, 171. 20| -
FRIE 12017 4E 4 H

601717 - N=sa1 7.79 - -| 37,500 308, 158. 57| 292, 125. 00| -
B |24 H
W 2017 4F 4 H

002399 . HRHI | 20.23 - -| 14,200 255, 519. 42 287, 266. 00| -
i 28 H
1533 12017 4F 4 H

300291 K HIN 20. 02 - -| 13,500 395, 287. 07| 270, 270. 00| -
"4y |19 H
fe.

600277, ., [2017 43 A 6 H[EAFI 7.83 -| | 33,900] 216, 651. 08| 265, 437. 00 -
{ri He
Wik [2016 £ 9 A

002025 - N=:a1 24.95(2017 %7 H 4 H|22. 46| 9, 640[ 293, 651. 60| 240, 518. 00| -
2 |12 H
KL 2017 4FE 4 A 201747 H

002122 L N=sA1 10. 30 11.15| 22,800[ 199, 464. 70| 234, 840. 00| -
ety |24 H 24 [
2 [20174E4 A

002642Hjé 0 FRFI 25.06(2017 £ 7 H 7 H22.54] 9, 272| 264, 717. 32| 232, 356. 32| -
KHE 2017 4E 3 H

002505 NI 3.50 - -| 65, 780 245, 352. 40| 230, 230. 00| -
= (13 |
TRUE 2017 4E 5 H 2017 £ 7 A

002358 , . NI 17.02 16.68| 13,512| 233, 488. 91| 229, 974. 24| -
M5 |12 B 12 H
g 2017 4E 6 H

600545 E- a1 11.96|2017 4 7 H 3 H|12. 44| 18, 700| 254, 386. 21| 223, 652. 00| -
I |22 0
4 7212017 4E 6 A

000061 , ORI 9. 06 -1 | 23,300] 211, 813.91| 211, 098. 00| -
Mmoo 28 H
R 2017 4F 3 H 2017 4F 8 H

002128 EEpNE A1 8.70 9.57| 24,000 226, 990. 83 208, 800. 00| -
L (17 H 14 H
s

000099%5}E 2017 45 A 4 H|EKFW 11. 26 - -| 18,200 315, 811. 29 204, 932. 00| -
{Z.BH 2017 45 H 2017 £ 8 H

600289 . . oK 10. 94 12.03| 18, 600[ 318, 802. 67| 203, 484. 00| -
(Zi8 |10 H 18 H

21 T 35



V62 HE S00ETF2017 4240 BER A i 2

*ST
000693 2016 4F 3 3 1 H|ERHFM | 12.50 -{ | 15,000] 252, 883. 18| 187, 500. 00| -
;':

75k 2017 £ 6 A

002681 BHORHEIU | 12.59(2017 47 H 3 H|12. 70| 13, 940| 226, 345. 05| 175, 504. 60| -
B 22 H
KIE (2017 4E 6 H 2017 /£ 7T A

601001 K 5.25 5.78| 32,400| 220, 532. 39| 170, 100. 00| |
L 22 B 21 H
ik [20174E2 A 2017 £ 8 A

600657|, . HRHI 5.76 6.19) 29,294 207, 934. 81| 168, 733. 44|
= 20 H 10 H
+:2% 2017 45 A , 2017 £ 8 A

600460|,, HRHI 6. 07 6.68| 27, 250| 202, 583. 84| 165, 407. 50|
w128 15 H
HAF 2017 45 H

600468 , . EDN 6.50 - -| 13,800] 151, 241.33/ 89,700.00[ -
BA (16 H

6.4.9.3 WA IEEIAZ 5 HAE AR K5
6.4.9.3.1 RATRIT MR IERY

BEARIR IR 2017 4 6 A 30 Hik, AT WSRATIE 76155 1L A2 5 R 1 52
[BIIESK, IR i .

6.4.9.3.2 X5 i #3% IE R

BEEAMRE IR 2017 4 6 H 30 Hik, AFeINFAZL 5 Frii 27 1E W AZ 5 B =2
(EVANTEZ O v% L iz
6.4.10 FBITEHAN & HRRFE U AR EI

L ARHE

(D ABLA sepirE TR R <Rt TR

ANCAZ SO AR T B P <8 R B 7 R A7 £ 3 0,478 S SO ITURT A < £ 457, LK 1 8 B T
NRME-

(2) A2 et v B i ek TR

O THAEX SSHHETHRER A

AT G LA SUHMEREAT J5 S E R e R 53 5 R TR Y T R A B R R
RN € A RN E TR R

@ EHER T AL RME

T 201746 ] 30 H, AIEEFFHKIUARMETHEN ST R B )E T8 ZHKRIN
140, 760, 167. 07 JG, J& T8 2 RIIREN 9, 089, 026. 74 Jt., IR T2 = E % MRH (2016 4
12 A 31 H: 28—JZ4 146, 855, 558. 22 JG, 5 )24 12, 164,891.21 Jt, LB TH ZJZH MR

)
¥ 22 T 35



V62 HE S00ETF2017 4240 BER A i 2

O FHHE TR = 24 A] ) H K A5

XFUEFAE S f LW RIBCGE, A HHBLE RS S, L A ER. SR TARA T RAT &G I
ARSI e TR H A5 WO R E I TE) S 58 5 AN IR S0 1) % RS S0 ) e A SR P 2 1 2 Fe AL
FINGE ZJRHEEE =R, BB HETURBRI R R R M A SR ESINE — 25

@ =JR A SEPHE AR BUNA AL 5 G40

Too

2. BRASUHHE SN, MRE B TR H AR S G T8 75 2 U W 10 HoAth B BT

%23 T 35 T



V62 HE S00ETF2017 4240 BER A i 2

7.1 HIRESH-HGHER

§7 BMEAEGWE

EREAL: ANRMoT

i H

A

SE oy aualil]
Eefs (%)

Bt 5 5%

149, 849, 193. 81

96. 39

Hpe JRE

149, 849, 193. 81

96. 39

[ 5 YA 2 45 %

BTSRRI

S E R

SRR A AR R

KNIREE i B

Forpre SRR KN IR i B

BATA RS S A & 6t

5, 605, 826. 49

3. 61

Hofth #5155

4, 908. 98

0.00

it

155, 459, 929. 28

100. 00

VE: BRI A SO E A R B A A E A
7.2 RBATWA ROBEER R A S
7.2.1 HIRIEHEEBE AT RERARER A&

SHEAL: AR

G (&S] ARME o) o B 4 R P 1 E L A5 (%)
A | RS RRS BrL b 1, 885, 220. 20 1.22
B | KWk 4,615, 678. 77 2.98
i3 . 91, 408, 597. 42 59. 05
D 03, Iy R 5,121, 080. 74 3.31
IR IAY4 Pem T '
E | 2@k 3, 415, 785. 67 2.21
Fo| #iEREE 7,503, 313. 88 4. 85
G | sk Bk 4, 006, 678. 76 2.59
H | sl 124, 660. 00 0. 08
5L AR B AR
U sl 11, 137, 083. 95 7.19
I 4 2, 349, 821. 20 1.52
K | ik 9, 251, 025. 05 5.98
Lo | ASEANR 55 S5l 3, 035, 990. 77 1.96
M| BEEEE AR AR S5 315, 219. 00 0. 20
IR PRSI 15 i 7 2
N 1, 259, 951. 40 0. 81

5 24 51 335 01



V62 HE S00ETF2017 4240 BER A i 2

JE ERSS . EHUR oAt IR 5%
O — —
I
P HEH 172, 914. 00 0.11
Q TR ST AR 434, 148. 00 0. 28
R A AR E R R 1,752, 601. 00 1.13
S ZEE 685, 275. 00 0. 44
&it 148, 475, 044. 81 95. 91

7.2.2 ARBIBHZAT W RIIRARER R A S

SEEA: ANRMoT

e

RES]

AfehE O

i JE B IHELEE B ()

A

R MRS G il

B

KA

187, 500.

00

0.12

C

il i k.

1, 186, 649.

00

0.77

B0 T IR BOKE
AR

I

A Z

ALl EREAIREL

- | |™ |T™

A I ROl

—

G RARR. BAEAE REOR
H 5l

bl

L =l

MLGTAT R 55 R 55l

= [ [ = [~

AR FEAMEANR 55k

IKH L FREEAT A Lt
N4

Ji BER S5« BRI ARAR 55
14

#H

PAFNAS T AR

A RE RS

»n | |O T

22
G

it

1, 374, 149.

00

7.3 JARIEA SOYME 5 2@ B = 8 LB/ NERFF RO AT+ 42 B R A 4
7.3.1 JIRIBEHBF %A SO E S ES T FE AR/ DR T+ 2 RERE R R 4

EREAL: ARt

SIS R

2| A b 2 A7 F B (B AR
F5 | BEARY % 2244 R Bam (K N U E EHEL 5
1 603444 Loy 4, 600 1, 303, 318. 00 0.84
2 300136 5 4EIm 15 28, 100 1, 124, 562. 00 0.73

¥ 25 T 35




V62 HE S00ETF2017 4240 BER A i 2

3 000656 SRHE A 140, 600 919, 524. 00 0.59
4 600487 FHIGH 32, 350 907, 417. 50 0.59
5 002460 EEREEY 18, 400 851, 000. 00 0.55
6 600643 % A 56, 040 839, 479. 20 0. 54
7 600201 WA 23, 005 818, 287. 85 0.53
8 601012 e i i 7 46, 000 786, 600. 00 0.51
9 300156 (U SZN7R 23,100 756, 756. 00 0. 49
10 002572 £ 18, 400 754, 400. 00 0. 49

VE: SVEEAR T A IR B SR HUL VL 0 BT I S A, ] B T

www.lionfund.com.cn I3l [ 45 FE 4R 5 1E 52

7.3.2 IRFBIRB B IZ A R E S E S 5= 13E LI R /D HERF R AT g IR B B B 4
EHEAL: NRMT

. e o 4 B P i

Frig | REARD JiE S AR s (D ~RME B (%
1 002168 RYIEFE 33, 500 569, 165. 00 0.37
2 002399 [ H 14, 200 287, 266. 00 0.19
3 002025 [ RFAE 9, 640 240, 518. 00 0.16
4 000693 *ST 4% 15, 000 187, 500. 00 0.12
5 600468  |AAHS 13, 800 89, 700. 00 0. 06

T BBEE T AR S WIR I SRR T I W4, BB S S 4T
www.lionfund.com.cn [ 3 ff) 2 4 B i 5 1 SC
74 REHABRERRHAESHIERZS)
7.4.1 RIFEANSTE N PIES = F#E 2%3HT 20 4 KRR A4
WA AR

. L~ o AT 3 4 B 7 i
FFe | REAS J SR 24 R AR R EANEH EHA (%)

1 603444 w LURE 1,275, 493. 25 0. 77
2 600642 I RE A 634, 931. 00 0. 39
3 000778 BN E 539, 239. 00 0.33
4 600839 VY 1T 483,917. 00 0.29
5 000039 H AR AR ] 478, 018. 00 0. 29
6 300002 PN 2 A 434, 264. 00 0. 26
7 002583 e 430, 562. 26 0. 26
8 603799 R 421, 432. 00 0.26
9 300383 IR HT M 416, 036. 00 0.25

% 26 T 35 T




V62 HE S00ETF2017 4240 BER A i 2

10 603888 FrEm 391, 064. 00 0. 24
11 300058 W 6hR 383, 459. 00 0.23
12 002601 T A F) 365, 403. 00 0. 22
13 600566 GENZl 351, 663. 00 0.21
14 000729 e T ML 350, 422. 00 0.21
15 002127 e GENE 342, 503. 00 0.21
16 300146 7 b 332, 776. 00 0. 20
17 002517 IEEATELS 329, 890. 00 0. 20
18 000027 FRINRE IR 318, 953. 00 0.19
19 000732 RN 309, 508. 00 0.19
20 002670 ] g 306, 008. 60 0.19

TE: AR KNG KL S e, AN A IRAE 5 A
7.4.2 RIHSEH SHUE P2 E ™ #E 2%BRET 20 A KR4
SRS ARMIT

. . N o AR 4 B e i
e | REA J SR A TR A IR TS A0 EHB (%)

1 002508 LA 822, 803. 50 0. 50
2 600522 R B 813, 038. 00 0. 49
3 600682 [Epny ] 682, 485. 00 0.41
4 600436 FAFE 680, 982. 51 0. 41
5 000887 SRETYia i 560, 490. 00 0. 34
6 002602 LRSS i] 501, 320. 00 0. 30
7 600549 JE 118 444, 122. 00 0.27
8 000959 R 421, 255. 00 0. 26
9 600497 Uip 223 393, 621. 00 0.24
10 002595 SR 325, 932. 80 0. 20
11 000961 TR 316, 840. 00 0.19
12 600601 J7IERHL 313, 875. 00 0.19
13 600067 R wNliil 271, 320. 00 0.16
14 600575 eI 258, 119. 00 0.16
15 600851 eV E 229, 144. 00 0.14
16 603888 e 228, 090. 00 0.14
17 600175 FHRREVR 227, 967. 00 0.14
18 600823 A 223, 409. 32 0.14
19 002581 KUY 217, 166. 00 0.13
20 000973 iR RE 214, 356. 00 0.13

% 27 W 35

=




V62 HE S00ETF2017 4240 BER A i 2

VE: A RS2 SRR TS A &R, A E R R S .
7.4.3 ENBE R A B8 SE RS AR BB

Bhr: NRMIt
SENRE LA (A8 ) A 23, 264, 501. 93
SEHBERON (532 B 25, 900, 027. 45

e ENBEERA . 3L BRERWONSA S SE BAS e BUR S, AN EAHRAL 5 B H

7.5 BRI AP R RSFBRAE
R AR IR ARFFA i 55

7.6 BRI A FMME 5 EEE T = HL I /N I BT T4 RS 5 B 4
R AR IR ARFFA 55

7.7 WEREA AMNE S EF = BE LB R A2 R &R R A
RESAIREIRRITFA R E)E.

7.8 HRIA SOYME i HE & F 7= i LB KN EE R R BT T42 B P SCRRIE S B0 BA 4
AR EE AR AR ARFFAT 577 SCHFHIESR

7.9 BRI A FMME 5 EE G T = H I KN I BT LB BGIE 5T B 4
AR EE AR IR ARFFABUIE

7.10 WEHIRAESRFRBRBHRZ GBS

7.10.1 REHFRAEESRBERBIB RSB RHL
REEG AR AR AR AR T .

7.10.2 AESHE BB R KB EBOR
REEG AR AR G AR T .

7.11 & BIAR AT SRR W E 53 5 1B U B

7.11.1 FHEGFH R BEBUOR
AR EE AR AR BE A O

7.11.2 & HIRAE G RH W E 6 R 1 A5 28 B 40
AR BB AR IR AR5 [ A5 3] 0

7.11.3 A 7 R B H VRO
AR B AR AR T A 0%

3

%28 T F35 T

\|




V62 HE S00ETF2017 4240 BER A i 2

7.12 FRASIRE MHE

7.12.1 FEEAREERE NI TRIEFRRRT I, REVBR I, FREHEE
HIG IS E R I TV RAENE, LA HAER SR i —EARBATTER.
b1 BB -

2016 £ 12 A 1 H, @ FAEWEARB A R A FCE o EIESF BB R R oW S IR
HEM (TEMEREIOE ), BERPUVAFR TG TR ERIEEE . 2~ 7 5 IRE SRk AME
AN A A5 S0 N ECHAT ARG A SR IR R 9 R 7R IST 4 BSUE fAT BUR 157t
BORAFEWCE R T2 H AR 30 H A ) P9 5205 UE I R 3R A T B chae o, PN 52 ot U B JR g ad

MYk AU

BEAREWIR, WG (600201 NAFEEM . AESET AT

B, RIS I X2 I 2 (R B A i R A 2 = ) L o

7.12.2 AERSERNET+L2BED, BARE TR HES G RANE FIEREEZ I
R

7.12.3 HAR H A TR 2 M R
A, N Mot

hur
Jn

H R B

7 HERIE S 4,018. 23

ST HIE S 375 55K -

JREAT A -
VA& IS 890. 75
JE AT ER g 3 -
HoA WK -
R 2 —
Fofth -
it 4,908. 98

7.12.4 JIRFFA BAL T 5 BOY W] R #5i3 BA 4N
ASFE G AR AR AR FFAT b T B T 3 557

7.12.5 BRI+ RBREFFEREZ RELKI U
7.12.5.1 RSB T AT+ B R P AAAETRE Z IR L Ui B

o <N IR [ e N ) T I S BAOS I I NS T

O

LB ANRFTT
WEZWEAIARIE] SHE% | GERZREREY |

[Fes [moim| mEss

%29 T1 35 T




V62 HE S00ETF2017 4240 BER A i 2

A

(%)
1 | 000656 | <eRHEM 919, 524. 00 0. 59 H K
2 | 600643 | EELEH] 839, 479. 20 0. 54 H K

7.12.5.2 BRI B 5T T4 B B P AR AE TR I8 2 R B L i 1 B
SERAL: NRMIT

i R
Foo | B ARRS | BORAARR |l IR N Fo (e | 15 {E b T 52 B DL UL
(%)

1 | 002168 | VRIIEFE 569, 165. 00 0. 37 HRH I
2 | 002399 T Fi 287, 266. 00 0.19 ORI
3 | 002025 | Wi KHER 240, 518. 00 0.16 HOKHIT
4 | 000693 | *ST #HE¥E 187, 500. 00 0.12 HOKHIT
5 | 600468 | HEAIHS 89, 700. 00 0. 06 H K

7.12.6 BEA GG ERF AR E 2
IO TR, T2 S i T e R

% 30 T 35 T



V62 HE S00ETF2017 4240 BER A i 2

§8 HEMBFENGER

8.1 HIREESMIFE AP BEFEANGH
8.1.1 AEEKIARESHBIRFE N BEFFENLEH

AL A

S RPN
AP | PR LA B AT
) e ; o A y A
R B il Bkt
225.00 | 431, 515. 40 91, 339, 243.00 |  94. 08% 5,751, 721. 00 5.92%
8.2 IR EMEESH THFEA
Fe FrE NLHR BFEGH (4 | &5 LEhand
Bl
X HH EERAT B A PR A J] — 5 2 HiE 500 22 55 BT T 50. 000. 000. 00 _—
RIBBCE % R '
2 2ot 1, 680, 000. 00 1.73%
3 DRI T AT RS 08 7= 3G PR =) — fig ARt 1, 331, 720. 00 1.37%
4 WE 450, 102. 00 0. 46%
5 Hh= 294, 200. 00 0. 30%
6 R 205, 018. 00 0.21%
7 WA 193, 543. 00 0. 20%
8 YR 150, 000. 00 0. 15%
9 R 135, 901. 00 0. 14%
10 LA 134, 010. 00 0. 14%

8.3 HIRESEEARMNIWA RFEFHAEERIFMR
AR AR T 8 BN AR FFA AT &
8.4 HARESEE AN RIFFATTHAE S AL EXRRFRL

T H FARESMHHSERBEEXE 36)

P N/NCI RS R =S LY NS S S g I

WA T A AT 4 0
I 4 B e TR AT B 4 0

p=i

31 ;| F3s



V62 HE S00ETF2017 4240 BER A i 2

§9 T A SR

LT A
HELSFEAERE (014 F 2 87 8) EEeNEAE 879, 090, 964. 00
AH A B A4 35 4 47 A A 101, 090, 964. 00
A L G i R A A0 2, 000, 000. 00
el 2 AN 5 $ 3 4 L R [B] 47 6, 000, 000. 00
AARE WIFE SR DA (kb LU =73 51) -
AR A A I S AR A0 97, 090, 964. 00

5 32 50 35 0T




V62 HE S00ETF2017 4240 BER A i 2

§10 ERFEHER

10.1 EESHHFAEARSHIL

AIREHIN, RAFTAREEORENHEAARS, BAEEHIRFT AR R

10.2 Z2EEHEAN. ZEREANENEESTHER I THERAFRZ)

L RN, AL SRS AL T RS I R & A A A,

103 B RESEEAN, ZeW™. Z&FEEWFHITFA

KAREWIN, T EAESERN, W™, EEEE LS RFAHEI.

10.4 EEH R KIEH R

ARG I, e AR T AL SRS A R AL

10.5 AEEHATH IS THIES g

RARERIN, ARESEHAT 20174 H 29 BT GEHBHRY) o (EEHESRR) & (h
EHUESRR) KA T (R RESEHARA TR TR T U 2T SES A E) KA,
H 201744 729 Hilg, ORISR HTEES B @8 K S THMSES T Rk iE &0
AR SRR S I S AT Rk A 1O

10.6 FEAN. HEAIARHEEN R ZEERLTFHER

AAREN, ARGEHN, FESIEE ANRFTEL ST L m P BN 7T 2 A A ik

TS L.

10.7 EE&M IS A R 5B uA RE R

10.7.1 ZEEMHAIESA R 5 B u T RERE MMAS S AHER
SHERAL. NRMoc

T NN AL
T e T E N R T
s N
wa | PEEB | evmmw| P | uemws | &2




V62 HE S00ETF2017 4240 BER A i 2

g
HEIESR 2 48, 043, 417. 38 100. 00% 44,743. 42 100. 00% -
rh R 1 : : : . .
AT % 1 : : : . .

L AR AL RS 2 5] A2 5 Se AR AR L - e
2+ B Bk B AL
B BRI 2 e 22 5 BT IS A E WL I IR B br e -
(D)~ SEAHEE, 575 BRI, EM R AADT 3 Lu AR,
()« WSRO R UF, 2350 55 1R b s 4 F] B IR DUARE

()« GEAT NI, HAL AR A BRI AT J9ii 32 21 rp EIE M 2 A0 1
(4) . AEREBANE . TR, HR A i P B, I BE I Lk G Ia VR v IR A EEK
(5) A&REGISIETRIER. ZeRBNFM, 525 witiff & RBEA R GHATIER L B N & %, If

RE AR I B 4 T 15 B IR 55
(6) « WFFTSE AR, A 1 E AT TR L TR SN R, BE S AR 4R A o o & 1) o 1 iR
%
B8 ARG L EARHEREAT VAL S B E IR BN IR £, SROERRREAT (TR
o I .
10.7.2 EEH IS A TR 5 B ou# AT R IER SR KE L
AEEE A FIESR A 758 5 B e R B AT HABIE SR 55

§11 HMBRE TR ERE R
11.1 |EFA R —RRERFEZSHBLLHIER|EGET 20%K1F 5

Wk BN R S R I Wk BoR R L0

E ey
> R 2 S A ik ,
LR I ) i W (i
5 L | BIEE L 20% A A
= . 1% g g 54
[ [X ]

b | - |- - - - - -
A o B B B R B
0%
g | 1| 2017-1.3-2017.6.30 | 94,000, 000.00 | 2,000,000.00 | 6,000, 000.00 | 90,000, 000.00 | 92.70%

% 34 T 35 T



V62 HE S00ETF2017 4240 BER A i 2

500

¥
JBE
E{EE
EZR
Bt
R
377
R

7 AR AT AU

AN, ATEE L — B A S e AL A B B R 1 200, O BEBE 3 B T e e AR R
BLFEAEANBR T BUBE [m] AT HE 51 5 A1+ (B 3 PR - < I Bl UG 5 XL 2 T

11.2 EWHEEERRPVEMLEEFE

AN, AREE N LA TS H R A EZE R .

BREXARE BUA SN, "REARSEEANEES % RS HEiE: 400-888-8998,
JRa] B IR AL www. 1ionfund. com. en & 51T .

ERESEHEARATA
20174E8 H 28 H

% 35 T H35

=



