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S RATBCFIE AEN G AT

o AR ERE (& 282,230,342.75 221,221,335.97 503,451,678.72
SAFED
T RBISETE S A
FEEIEAR BN CA ) - -79,578,139.24 -79,578,139.24
NED)
VN B Sy G T
R IHEL S 12,885,762.62 4,131,972.86 17,017,735.48
B> DA 5 38D
Horpre 134 IR 58,076,747.71 23,270,956.45 81,347,704.16

2 4B R -45,190,985.09 -19,138,983.59 -64,329,968.68
1L RN TR S e TR R £
NG5 BEAE 72 AR ) i 4 1
AR R L5 ) ) )
A
ﬁj FARPRERS (B 295,116,105.37 145,775,169.59 440,891,274.96
SHED

FREPRE R W 55 AR AL R 73 o
At 6.1 2 6.4, WMEME N FHH DT NEE:

GTERAGIN: BRI, BRI TGS R, RIIIRIA: Bi%

6.4 RRIME
6.4.1 FEFARELR

B AEAIE A I SR AIE SR BT R (LN WRTAR AL ) R 28 o [ UE 5 I B LR DA 2% (LU R TRTAR
“HREIE R 2D RS [2008]377 5 SCPFIE T A SFT 2 D016 B A B S RIE 7 L 08 < B A 1)
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AR, OB 2008 S FIAT PR 7] (2009 4 9 H 28 HIXF AR 5 5844 g i HEFE & FIAT B2 7))
PEARGRN, 12008 £ 5 J] 26 HE 7 H 18 Hindtax ATF5REE, RS G EH1 278,183,165.01
JC, ST EAR 150,291.05 TG, JFE T BT S I BR 2 W) 5 20k [2008] 5 2329 S E
RS T LA AE. 2008 45 7 H 25 HMRG R R TLE, e RIER AR AR RGBT
RIEFBBREGE, FEIARE, ARSI RS IR AR AR, ST AN PHE
RNVARAT et A7 R A W]

AR CHr AR K ISR AN J 4 0 e S S0 1) B ORIt i IR SR A 5 Bt S 4
A DY AT RE A S G BTG B A AT RAT _ETIBESS . i Ko BEIE 2tk
HEAVFRE ST ARl T R AR B S It LU 5 4 08 7 11 60%—95%:  Her b T 7
(K18 LU RGP 0 5%-40%, FLrp, FEAT ARG R H 76— 48 DL I BURFEE 7 1 & T L A3
AT FEG P 1IN 5% AR B AU UG SOVFRE G B At S b, B4 B AR JBAT
WG, ALK AN BRI o B8 T B M A e L it T O e 1) e S5 vl (B AR T T S 5 1
80%.

AW 554048 AL G S B HT SR SE S BRI 0 AT BR A 11 2017 4E 8 H 28 HAtkvfEdR i

6.4.2 TR R

AL AR B, MR S R AR 5y I, 4 W BGH T 2006 4 2 H 15 HIAAG
(il 2 HAE (AR SRRl 25 P HE ™)y RS H 25 T 2007 45 5 H 15 HAAT ) (IS0
FE LTRSS 1) CHrAep ek S S B R S S S A ) R IR 25 I B A B 2%
SRAT KT B BAT S 55 BRI e AT I . VA i 5543

6.4.3 BEPRAN S THHER L HADAG RME B BA
ARSI 1 (R0 VA G5 AR A b S VU K 285K, BOs . S e 1T A (KM 50K 00 42
B RN S AR S T UL AR B

6.4.4 AMEHFRAKSTBOR. ST SRIE—4 EREMH— 283 H
AR PR A 2 VAl 2 TEBOR S Bl — AR R A A — 5

6.4.5 STFBURAI ST T42 58 DA K 2248 58 1F ) B
6.4.5. 147 BURAE 5 Ui
AT GG AN R KA EORAR
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6.4.5. 22V HE TR TR B UL EH
AFEEIRE N AR KA ST AR E

6.4.5.3 25 HIE Ui B
AFEERE AR RAE ST ZEHE E,

6.4.6 BiIj

1. ENedi

e [E 55 eldt, WTBGH . EE RS B R YeE A 2008 459 H 19 Hilg, THHEIFS (K 25
BT, Bt sz, gk, WS PT B A B B AU LE 15483 0.1%AIBLR XN M
MNEWGIES: OBEE) AR H EERE, R B aERE, RN, 4k, W ST Ak, Bk
B LA ) AL 0. 1% B AR AEMIES: (BER) ACH ENERL, W32 ik ANFHAERL .

2, BB R AT

AR I B 1 5B 55 5 R I B [2004178 5 (OR THIETF B I G BUCBCR KB %1 M Bi[2016]36
T ORI EN B S E RO S A . MBL[2016]46 5 (O T 1E— 0 B A T HE T 4
B8 R B RN AT S BOR HAE AN ) T BE[2016]70 5 €50 T < RITUAL) [R] MV AT R A5 A B3 A D 78 BSOS )38 )
MIRLE: 2016 4F 5 1 HET, BURATHG I SRR A8 TENEBUENE B, ANIERCE A .
XPUEZFP R BN ds IR R B st Bor MmN g kBl B 2016 45 1 HlE, <&
R R A E YR SO BN B o IR SR B e BN ds TR SR L i e b S
AEIGAEBE, <l e LA SRR BN IR S AE S L -

R B 2B 45 R R [2008]1 530 (O T AV IS B U0 BRI AN RHLE -
XFUEZFP B HE B MAIE SR T TP UG O, B3 SRS iR ZEmlioN, IRBUHI IR . ZEA
Ao At IR S BN, B ANESC A T 3B

3. MAPTAE

R I B KB 55 B RV B [1998]55 5 (SR TR B A7 SR I R AR Al A ) IS
[2012]85 5 (ST 5t b1 2 W) B VAL A ZE 50 A A N P A9 BB AT % e (38 A0 )« WAL [2015] 101
7 CORT BT w B ZER ZE AN NI BB AT % e U IATY HORLE : R G 0 Al £
FFAMEN, - I RAT (057 R A AE 17 <SS AU AR 20% 0 AT/ Bt e R < BTl
A A S AR A, REBUIRRAE 1A HEAVAGE 1A DI, LB R ZDR A St A 4h B
A FRBONIRAE 1 AN HBLER 1 H0E 1), BRIE 50% 0 AN ARG  FFBOy R 1
I, BRI NP Bl ARNREIBSLRIE, MANFFR LFELA (514 1, bl
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DAV EAMGD NP LRI —E M 20% M BRTHEN NPT B

6.4.7EEI &R E I H KU

6.4.7.1 WATHK

Hfr: NRMIS

s

EN PN
201746 H 30 H

I A

22,590,129.13

SEHIAE K

FoAd A7 2K

il

22,590,129.13

6.4.7.2 5 LM% =

L VARN I

ZSUES

201746 H 30 H

JEA

APIINIEN

NI EAES)

338,278,524.81

340,596,063.38

2,317,538.57

G i

WioF | AT

it

PSRRI

4

FiAt

il

338,278,524.81

340,596,063.38

2,317,538.57

6.4.7.3 NMF E

Hfr: ANRMIT

i H

ZNFN
201746 H 30 H

o IS A7 AR

3,899.33

AU E IR

oL A AR

A S A LS

779.31

WA AR

SRR IE TR AL

AL F D RIS
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IV AT E Y (Y SN -
L Athy i
P 4,678.64
s RTINS F AT SR B A T R 4R L.
6.4.7.4 NATAR 5 %A
A NRMo
H
2017 46 H 30 H
<E 5 BT T 37 A A8 5 3% 1,791,071.95
BT AT I N A A2 7 3 -
Eaan 1,791,071.95
6.4.7.5 HAphsfE
A NRMo
H]
HiH NCEFS
20176 H30H
A 25 7 AL G B G ARAIE 4 i
INZRECHEI 485.82
A A5 K 27,342.00
T 2 188,437.29
Eaan 216,265.11
6.4.7.6 LW FH S
S ARG
EN
W H 20171 H 1 HAE 201746 H 30 H
LB () K T 4740
AR 280,393,402.41 280,393,402.41
A B H 19,070,378.87 19,070,378.87
AW E] CPL- 5 IE ) -27,122,140.18 -27,122,140.18
NCEFS 272,341,641.10 272,341,641.10

6.4.7.7 K4 EFINE

Hpr: AR
HH L SEBAL S5 ARSI Sy BRI £ 1
ARERER 192,328,733.63 -82,775,235.01 109,553,498.62
AIHF) -16,231,337.34 570,125.71 -15,661,211.63
nglﬁ%éw WS -5,441,746.83 1,940,840.23 -3,500,906.60
BEEL
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b G HEKk 12,702,935.07 -5,858,591.39 6,844,343.68

AR -18,144,681.90 7,799,431.62 -10,345,250.28

PN s U I - - -

ENETE N 170,655,649.46 -80,264,269.07 90,391,380.39

6.4.7.8 TEEF BN
e ARt
A A
201741 H 1 HA 20174 6 H 30 H

P EPEE e ISV N 89,367.03
& BRSSO -
HoAAE A SN -
SR AT R HIRN 12,781.96
oAt -
il 102,148.99

T ARTEH AT A RS T 4 RIE A N .

6.4.7.9 RELZEWZ

A NRMo
H]
5iH EN
20171 H1HAE 201746 H 30 H
S B SR AT 778,267,438.52
Pike S HA ISR RRAS B 789,874,734.54
S SE N -11,607,296.02
6.4.7.10 BAI
Bpr: NRMo
H]
5K A
20174FE1 H1H & 20174F6 30 H
5 SERE R AR R A 7 978,664.48
e guma s o)l V&t -
e 978,664.48
6.4.7.11 A A EZFER
Hpr. NRMoT
H]
5 H 4% A
20174E1 H1H %20174£6 H30H
1.5 5 Pk SRl vt 7= 570,125.71
— R R 570,125.71
5Pt _
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e SRR R % _
— Lt _
Dikerd =L dis -
HoAthy -
AT A .
— PO -
3. At -
&1t 570,125.71
6.4.7.12 HABA
A NIRMo
5iH EN
20174E1 H1H %20174E6 H30H
B SN 20,154.19
i TN 249.38
Eaan 20,403.57
6.4.7.13 X5 %M
A NRMo
5iH A
20174E1 H1H %20174E6 H30H
<E o BT 3948 5 % H 2,246,747.07
AT IR T 3928 2 9 -
Eaan 2,246,747.07
6.4.7.14 HAhZR A
A NRMo
A A3
20174E1 H1H %20174E6 H30H
HHH R 39,671.58
1 B4k 5% 7% 148,765.71
i 0K P 4id 2% 9,000.00
WXl 5% 2,928.62
HoAth _
&1t 200,365.91

6.4.8 AEEM. Hr=fMEERHEFR A
6.4.8.15 A IR

R 2017 £ 6 ] 30 H ARSI GoR A i B 1 oAy <R 00

6.4.8.2 H= 1R H Ja M

22 k44

=

~
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LI 554t 28 A H AR < AR B A e B e 1 B P A R A <R

6.4.9 KEEHKRR

6.4.9.1 A 25 HFFFE R IO 2R BRECAh B KA B 58 AR R SRR T e A2 2R AL R O
AR AN AE P 0% 2R AR 55 (1 SR I R A AR I DL

6.4.9.2 A W5 B R A KRBRAT 5 4 KRBT

KRIKJ5 4K HARENRA
BreR e HBR AT IR AR FeEHA EEREAN
Hh AR MARAT e A1 R 23 ) HEEAN
TEZRUETF AR AT PR 22 7] He i B BOR

6.4.10 AH4E HA K 4F AT LY B B B SR BR AL 5

6.4.10.1 JH KRBT R S HITHAT IR 5

6.4.10.1.1 BTG

SRR NIRRT

N AR AT B AR
2017F1 H1H 222017476 F30H 201651 H 1H 2220164F:6 H30H
RIKTT 2K b b
B el A el
E?E B 42,043,910.65 2.64% 603,589,619.87 23.85%

6.4.10.1.2 BUEAL 5

AT G AR ) e AR R AT LI, ARSI SRS AT 5 B CA T BRI AT 5

6.4.10.1.3 HHEAX 5

AT AR ] e A T LRSI, B oeid i ORI A By BOCHH T R B

6.4.10.1.4 fFEEEAT 5

AT AR ) e AR AT LI, 8 T ORI 2 B B CIEA T TR RN A 5

6.4.10.1.5 [ STAFRERTT K
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SAURLL: NIRTIT

A
e 2017461 A 1 HZ% 2017 46 A 30 [
ek SO A | | R
e BEmLE | AT & B L)
=1 S INY7AN AN
EZE‘”E HIRGHAIRA 34.336.66 2.59% 16.716.47 0.93%
AR AT LI )
N 201641 1 H %201646 30 H
ek SO | | T
4 Bt | R 4 i L)
=1 N 2N 1Y 7AN SN\
Eﬁﬁ#k%ﬁm& 447.012.71 21.46% 1,391,096.04 23.16%
6.4.10.2 BT RN
6.4.10.2.1 FHEEH
A, NREmoo
A AR AT A )
HiH 20174E1 H1H 52017456 A | 20164F1 A 1H %20164F6
30 301
M K AR 4 N S A A PR Bk 2,809,838.90 3,073,798.24
Hodr: AR BN P 4i 7% 858,961.59 940,366.35

W BRI i — H RS A 1.5% M R B Hib e, & H 2t 2% H K% H

At

SEU AR : FL SR — M 723 (159 4 K3

6.4.10.2.2 FHEILEH

Bfr: NRMIG
A3 AR AT LA 1)
E| 20174F1 H1H220174E6 H | 201651 H1H 22201646
30H H30H
SR (3 A IR B 468,306.48 512,299.71

VR HESATH YA AT H IR 0.25% 1 4R BERIE H VB A -
HCUSEA S : F R N ARI= T — F G 8 P iX0.25%/ 4 4F R ¥

6.4.10.3 5<BRT7 REAT HRAT ] Rk i 5 525 (5 1 ) A2 53
AN I AR AT FEIYIA], R SQIB s HEAT AT TA) [ T 350 27 (5 [ ) A2 5

6.4.10.4 ZREFEBERIEESHIEMR
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6.4.10.4.1 MEAESEHEANZRHER RESRERESHF N

T YT P R PR R A ds A 8 e B e AL I 1 D

6.4.10.4.2 MEBIKBRESEH N Z AN HAD KB BER AR S KB
A5 W TG HN 2 AN H B ORI T R R AE R AR S 1 s
6.4.10.5 HIREET IR FIARIT 3k KRB S B4 R BN

Bfr: NRMJc
A AR AT RG]
SR IEA S 20174F1 H1H%20174£6 430H | 20164F11H %20164E6 30 H
A AR &L EIISUION A AR ELEIISUION
;Kﬂk%&ﬁﬂﬁfﬁﬁﬁﬁ& 22,590,129. ; 89.367.03 27,445,674.461 10906145

6.4.10.6 AREESIEAMHIIAS L KRBT ARHIESHIF I

ARBEAEAR S WA AR AT L], K2 5 RIBTT AR B IE R

6.4.11 FEFECE

AN SAKE G AR A T AU 73 i o

6.4.12 #>K (20174E 6 A 30 H) AREEFHHREZIRIES
6.4.12.1 FEIAGHT R /48 RIS T HAR A U 52 fRiES:

SRURLL: AT

6.4.12.1.1 ZZPRAEZ285] . a2

TRl
o | e | e O VT IR 1 S v
U5 U5 X Th G Z W | RS (e A e e
0G| 2 | AWH | EH B ks | A (A B |, o
IS¥i SR
i
00287 | K45 | 2017-0 | 2017-0 | W 1800 | 18.02 1,313. | 23,660 | 23,660
9 Bl 6-05 7-07 Hh A% ' ' 00 26 26
00288 | 4 | 2017-0 | 2017-0 | WTF 620 | 620 2,966. | 18,389 | 18,389
2 P 6-15 7-17 HhA% ' ’ 00 20 20
60393 | #%fit | 2017-0 | 2017-0 | MK 17,311 | 17,311
o | 2020 2020 | 857.00
3 Bl 6-28 7-06 Hh A% 40 40
60330 | JHF} | 2017-0 | 2017-0 | WF 1126 | 1126 1,351. | 15,212 | 15,212
5 ¥y 6-30 7-10 HhA% ' ’ 00 26 26
30067 | KHE | 2017-0 | 2017-0 | WF 1093 | 10.93 1,259. | 13,760 | 13,760
0 e 6-26 7-03 HhA% ' ' 00 .87 .87
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30067 | EFL | 2017-0 | 2017-0 | KT 1,257. | 10,659 | 10,659
. . 8.48 | 8.48 -
2 W 6-30 7-12 HhA% 00 36 36
30067 | =W | 2017-0 | 2017-0 | I 7,639. | 7,639.
R H;F 8.11 [ 811 | 942.00 -
1 H 6-27 7-05 HhA% 62 62
60361 | # 2017-0 | 2017-0 | ¥ 7,429. | 7,429.
:rf ;F 893 | 893 | 832.00 -
7 & 6-23 7-03 Hh A% 76 76
6.4.12.2 HARFFE B NS S E 2 FR A 2R
SEs . ARG
=1
ML | BEE | R | R | JRAN | B | T = LEES AR P
| 28 | B | R | EsA | B | SR R )| AR REL | Ah{E R
r
60350 |75 /K %[2017-06| % %I &=
20.15 - 1 1,657.000  11,632.14 33,388.55 -
1 i 05 | KFm
30008 | K-(5#}H2016-09| Z i 2017-0
KA B 15.75 14.50| 240,000.00 3,420,050.173,780,000.00 -
8 i -12 | K 8-09
60013 |244CH][2017-02| &
j'ﬁ,ﬂ B 16.79) - 4200,012.00 4,803,963.203,358,201.48 -
6 IR -13 | K=
00217 |Z: 75 M [2017-03| &4 2017-0
AT B 14.26 14.74)  50,000.000 789,400.00f 713,000.00 -
5 Z% -09 | K 7-13
00040| ST 4 2017-06| Z X & 15,467,134.1
3093 - -4 500,069.0016,262,417.81 -
3 1 222 | KERI 7
00285 |25 2 5 (2017-06| %% &
31.86 - 4 1,230.00  14,280.300  39,187.80 -
6 1 -19 | K
00269 | F ¥ 5 12017-06| Z 2017-0
AL B 20.87 21.74) 110,000.00 2,971,837.00/2,295,700.00, -
6 7 22 | KEHI 7-03
60171 2017-04 Z %I
Foig s 7.79 - - 500,000.00 4,183,000.00/3,895,000.00, -
7 L 24 | K
30009 . 2017-06| &I E 2017-0
i T 12.90 13.18 200,000.00 2,459,815.50(2,580,000.00, -
8 HH 22| K 7-03

6.4.12.3 AR IE BIAT 5 /R A IR FIHE S
6.4.12.3.1 AT H A5 3F ERG
AT ARG WA TCHRAT IR 7 356555 1 1R 440

6.4.12.3.2 A G P 5dF ERGE
AT G ARG MR TCAL 5 BT i 55 1E R0 43 4

6.4.13 &EliT B X & s
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6.4.13.1 RS B BUR A4 R 524

RBEAAT HH GBS i BT 45 IR 5 BEALFEAT FH R sl OB, B i b R . AR TR
NI T BORFIRL T AR B3I L8 R, 150 I8 21 1) KRG BT B 4 skl e, i vy
SRS ARG S AR IR A

ARFEAEENE L T DA IR R 0 . B K. KU FIZS sy, INSRAE A%
HORHRBE TR 45350 11 R4) PSP DU 5 R85 B A AE A R

6.4.13.2 15 R

15 A 2R B AEAC ) W R P RS G0 TR AT S A TTAE, B S T Rv SR 2 RAT A
PUBEL) . ELIATBIAAR L, FEOES BRI RE . ARS8 T HA RIFE
S IOUESR, LI BB LA B AR o AL S T — 5K W) RAT AR 25 i B S e 4
GEFEEHAR 10%, HAKES 5 i ASEG 8 F A H HAbIE SRR — K A R RATMIES:, A
T IR 10%.

ARFELAEAE Ty FITHEAT (A8 53 3405 v FEIE 25 600 45 54 IR AT A W) S8 R UE S s ORI 4, TR
W T 24 R R A= [ T REPEAR /DS

6.4.13.3 Juahik XU

TRBIE PR, i 4 T R R IR ME S RS . ARG M sl v AU — T Tk E T AR
FIUREAT N AT B B SR B[ R AT (R B AR A0, 59— U5 THI R 1 TPt b R I AL 1R A8 B i 4 AN 3 BRI ol
SR (112 T R o

ARFEG TR IE S AEUE SR A 5 I i, RIS AT {EHAT I RN T 3548 By o A4 mT i i 512
I i 7y A NI e R A PR SR, b R O B R (R B IR A R
M E . AFEE TR SRl 0 & 20 2058 B H 8 —F LN HATEE,  BRIRIK I AR A A A4
L& 29 2B

AN H PN AL A i A e T SR, ) B e 7 PR A B S ) B Rl v L A
SR, BN RE R AT R WA S HT .

6.4.13.4 T RS
737 AR 2 48 3 4 T e Bl T L1 2 SR (1 B0 AS SR B 4 38 1 DAL BT Ak 11 3 25 2540 % IR 25 11 A8 50 1
R B G, AL R AR XU R LA A b XU o
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6.4.13.4.1 FZR &

AR R P i < P IV 55 IR DU R <t 132 T I A R AR Bl M R A sl B XU o AL FFAT IR K
R R A SR BT, DRIASTE S AN S 208 T s KLt AR AR OCRE B AT 1l
DR A . ARFEGIE RS FEONEATAER . SRS RO RS, FRE T ARG
I R 5 DA B Yo 2R R TS AR RE G 587 R AT 28 SR, IFH2 IS L RUE A A DR E i H
B H B E T LK.

6.4.13.4.1.1 F|Z R K ik I

A NIRMo
AR
1 FEBLA 1-5 4F 54ERLE AR &t
201746 A30H
e
AT K 22.590,129.13 422,590,129.13
el S 1,727,648.43 4 1,727,648.43
7B RES 196,585.40) 4 196,585.40)
N o 340,596,063.3
T oy M G idig - 340,596,063.38 )
NGRS 5 K - 3,248,213.60f 3,248,213.60)
I &) - 4,678.64 4,678.64
INE QAR - 9,470.57, 9,470.57
o 368,372,789.1
et 24,514,362.96 343,858,426.19
5
WikDi
NAHIE SIS H K - 2,602,814.42 2,602,814.42
INZRECHEIE - 515,856.68  515,856.68
MAHER B NFR I - 440,365.28  440,365.28
NATFCE 2 - 73,394.22) 73,394.22)
NATAE 5 9l - 1,791,071.95 1,791,071.95
HoAth 471157 - 216,265.11]  216,265.11
. 5,639,767.6
Uihidsean - 5,639,767.66)
6
) R AU S i 24.,514,362.96 338,218,658.53| 362,733,021.4
9
AR 1 DL 1-5 4 5401 iR &t
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2016 ©£ 12 H 31
H
i

BATAEK 76,582,768.95 - 176,582,768.95
s %A 4 807,879.96 - 41 807,879.96
B RES 249,515.44 - 4 249,515.44
N o 311,820,219.1
T oy M G g - - 311,820,219.12 5
NGRS 5 S K - - 3,628,004.97 3,628,004.97
INE &) - - 13,472.34 13,472.34
INE QAR - - 286,318.90  286,318.90)
o 393,388,179.6

BEP R 77,640,164.35 - 315,748,015.33
8

Wik

INZRECHEIE - - 94,755.35 94,755.35
MAHER B NFR I - - 496,731.30 496,731.3()
NATFCE 2 - - 82,788.52 82,788.52
NATAE 5 5 H - - 2,559,477.61 2,559,477.61
oA A7 f5 - - 207,525.87 207,525.87
UTisee - - 3,441,278.65 3,441,278.65
‘ 389,946,901.0)

) AU S 1 77,640,164.35 - 312,306,736.68
3

6.4.13.4.1.2 R KK i BUB Ak 2T

i HAh T AT AR, A% ETF 25 AN s
8 HALT A RS, T RI% R 25 A Hk
X% 7 A i H 48 7= 1 I
R A R 52 Mg (. N0
IR AR AR
20176 H30H 2016 4 12 H 31 H
i3 FI% LT} 25.00 bp N 6 BNZ 19
)% T B 25.00 bp W2 6 WA 19

s RS BN IZ ] XRisk Suite MBS R SU AL G BTG AT AR S5 544 4
A7 HHDRAIE SBT3 ST 7 W DAE R 0 XU PR BBURRYE 2 B

6.4.13.4.2 SN X6
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A P B A AN R v, D JE HRAM RS .
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