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R EL A 6.4.7.10 9,403,099.00 14,364,116.31
& AT 36,799,475.62 51,823,288.81
AR T R Tt 38,406,443.44 70,862,477.23

vE: E#EUEH 2017 426 A 30 H, EEMEURET27,396,376.62 4, HA A A

19,934,417.35 ¥3, C 0% 7,461,959.27 4. A BA%EiF{E 1.348 76, C BMMEIFHE 1.331 7t

6.2 FlER
2 AR FREERAE BRI GR ANE SRR R S
AMREM: 201741 H1HE 201746 730 H
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Bhr: ARt
AHA A T LA
WiH MES | 20071 H1HE 201641 A1 HE
2017 46 H 30 H 2016 46 A 30 H
—. A -958,486.49 -14,938,544.93
LA 1,063,934.88 3,584,214.54
Hor: AFECREIRON 6.4.7.11 5,349.58 40,044.50
e I SION 1,052,366.64 3,542,327.00
T CFRIESR A RN - -
SN IR G Rl U 6,218.66 1,843.04
HAF BN - -
24T e (A LA 1)) -2,103,783.54 -8,708,223.19
Horp RERTE 6.4.7.12 -1,795,626.07 -4,773,597.09
e & - -
B oI A 6.4.7.13 -329,700.24 -4,088,094.66
B SRR I - -
Diad Er e &l - -
fird: TR as 6.4.7.14 - .
JEEFIW 26 6.4.7.15 21,542.77 153,468.56
ia/;\u? BriEseaias (BRE"S 6.4.7.16 80,622.82 -9,839,275.93
A SRR (HRR LA — 5 4531 - -
SHABWN (R DL 53751 6.4.7.17 739.35 24,739.65
B = %A 466,930.46 1,474,009.54
1. B AHH 153,612.62 584,846.22
2. fEEH 43,889.31 167,098.90
3. HEMRS 27,243.23 68,661.68
4. oA 6.4.7.18 70,235.36 191,625.93
5. FIESCH 106,888.56 380,636.88
Forfe S H [ <o b % 7 S HY 106,888.56 380,636.88
6. HAhkH 6.4.7.19 65,061.38 81,139.93
= MRER FRamS -1,425,416.95 -16,412,554.47
E31))
e AR - -
W, #HE R THE S350 -1,425,416.95 -16,412,554.47
6.3 FTAENE (HEE&HE) THR
St RIREERUE IR G R LI R T A 4
ARG, 201741 H 1 HE 20174 6 H 30 H
Bpr: ARG
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i H

A3

20171 A1 HE20174F 6 A 30 H

k&

R EEAHE

A& &

—. WWITAERGGE (B
AT

37,459,172.50

14,364,116.31

51,823,288.81

N A E RS AR

A EA N (AR - -1,425,416.95 -1,425,416.95
D
= KRS MEL 5
AR EIE AR BN E (I -10,062,795.88 -3,535,600.36 -13,598,396.24
Bk BLe 5 3 A1)
Hrp: 1S HIEHR 415,229.85 147,268.11 562,497.96

2. ke Bl K -10,478,025.73 -3,682,868.47 -14,160,894.20
V9. AHA A A A
PN v TRate S B S e
{HAEEh (EE IR LA ) ) )
=2-Y1ID)
ﬂf MRS G2 27,396,376.62 9,403,099.00 36,799,475.62
EHED

A RETT EE AT

B H

2016 4E 1 A1 HZE 2016 46 H 30 H

e

AR ECAE

prE&EN R

— WA E R (O
SEAHED

194,908,141.21

86,712,661.75

281,620,802.96

L AWgE SN
B AR S E CRIIA
1)

-16,412,554.47

-16,412,554.47

= KW EEL 5

RS EA BB OF -114,269,428.00 -40,638,053.39 -154,907,481.39
B> L5 3151
Hodr, 1S HE 7,539,152.97 2,747,722.60 10,286,875.57

2. 8

-121,808,580.97

-43,385,775.99

-165,194,356.96

VO AT 1 i < 0 B AT
NGy B 7= AR R B i
A5 Qe L
S

fi MIRPATER G (3
SEHFHED

80,638,713.21

29,662,053.89

110,300,767.10

AR I 55 1R I LT 20
A 6.1 £ 6.4, MEMKRBTINITANLZEE:
REEHANNSIA: BB, FESUTERTIAN: &8, SRS 5K
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6.4 RME
6.4.1 FEEHEKELR

B PERRAT AT 18 R 5 25 B S5 $5 R B 4 (LA R B AR 4) 48 o (R HIF 2 M B T DR 2 (LA 7
Freerh EE RS 227)UE R VP AT [2014]216 5 (R T A%k AR BEAR DA SR 153 95 BUUE S5 45 U2 B 4 SR AR it
2 %A, M ERERESEHEARARKE (he NRISAEIEFRTEEESVE) 1 CERBERAR
FRAIGFRIE R R P IEGREE SR ATTATFEE. RIEGARARITRR, FLEBRAE, |
WS FEEA IR NG % & F) BILBE4E 560,851,992.51 76, M4 M4k 3 ik 21 I 35 45 AT CRe ik i
AR ITE TR K 7 (2014) 58 342 SR BHR S T LARIE. frh EIER &%,  (CEREER
EA G AN R RS HE S AR T 2014 4 6 H 11 HIERAER, HEEFEMH EEE 0
SN 560,948,149.26 13k G380, AN IE B GEHEITE 96,156.75 M dEGndil. A RIS

EHN L HRERIE S E AR AR, FEItE Ny BEAT B ARA A .

MRAE CEBEERRAS IR 627 RAE SR B 3 S SR U A5 ) A (R BEAR A5 1 A £ o3 ALIE 27
BREGREEMPREAT) BHE, RAIENETE. HIlP. 88 IRS IO NAE, S
Y AR o FEBLBTNNG HOER, WO/ FIE BRI, FRO9 A SREEEA AT AUGA
VA BB, AB ARSNGB PRI B IR 55 20, KON C REEEM AT Adkg A R C K
e man B BN, HTRERANAR, AEE A FIESHEM C R HUR 7355
S MBIHEIF A S, A RO H B 200 2 & 5™ 1 E BR LATE 5 H R B AR AP RZ I 5
S B E BT BAT G B3 SRR . AT S AN R B G i AR A Z TR AS B
Mo

RAE (P NRSEMEREFF R eik) A CESRBERIUE A o AU R R e ik & B TF)D
IR ME, AEGRGERE VA RIFAaMEN e TR, OFEG. SMbft. RTEE. 4
At ARG ISR WOTBUR6. IR MRS AT (0 B A S W e
50 FHIRBSR . B SORRIES R BRI, BTSSR E R m Al BER (B S /MR, Bk
AR HeAt 2 IR St BT SR BT AT SR B LA A B P [ i & SU VRt &
BRI At e TR, (EIURF G EREM S OOUE - ARG T T 607 10 B AMIG T 2R e 517 (1
80%, B FE G A 6155 70 B A o TR O I LE Bl TE AR T AR BL 2 & B 1K 80%, B
SRR B AR BT LU AN B BB B 20%, B4 X B HAE — R DL I BUR it 97 & k4 Bt
PHFER AT T 5%. AEeH 2015 4 10 H 10 HE, Rl St R drerhEhn i 2 A 40
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AR ELR B R TR A

AW S5 AR MRS G B G BN BRI S B IR AR T 2017 48 8 H 25 HtbiEdRk

6.4.2 STHRRRI I EAL

AT G (I 5 AR FALTRIFBEE T 2006 4E 2 A 15 H & VUG TR ARARG (K1 (Al 24 v ) — S A e
WY T A ST B AR SR e (VAR A RRe Al 2 TR AP EIE S A 1) CIE 43 5 2k
G5 BAEE XBRL B A 3 S<MEER S MR E R E>) o A EIESR SRR Sl 2 (LU R i fRe e
IS 2B GEFF TS M S 351D (R BERAE R G B SR 3 5
BHIE AR MTEYSIREIE 6.4.4 FTlmmh EIER 2. o B ISV R AT A SRE K
FOVF I3 447l 52 545 A G 1 o

6.4.3 BEOEAMMY S vHE N B oAt SR e i 75 B
ARHer 2017 £ B SSIRATE AL 2 THEN U ER, sk, SeRE R 1A KL 4 2017
6 H 30 HEIWM 55 IRBL LA 2017 A8 28 BRARANE i AR B I DL A M5 R .

6.4.4 AMEHFRAKHBOR. St SR — SRR E A3 RN
AIEG AR WIS THRE IR B2 EOR . Sl S5 ol — FE RS A — 3.

6.4.5 STHBURMETHETHARE AR Z M IEK
6.4.5. 1= THBURAE I Ui
AR ARG AR KA ST BORAE T .

6.4.52 2 THETH R E KU
AR G ARG IR KA AT

6.4.53Z B IEHIULH
AFE G AR ARG WHE TE I ) ST Z R IE .

6.4.6 BiIR
RIEM B B R FS 2R EL[2004]78 5 (MBGH. EFHK B 65 TR $ 3 3 SRk
HRIEZENY « WBI[2008]1 5 (T ARCE T EBER@EE) « MBI[2012]85 & (&T5L
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it b7 2 A i S LA ZE A AT A BB A O @ )« W BE[20151101 5 (kT LT A H

i LR ZE AN N AR BB AT O 1) RV AN )+ A Ai[2016]36 5 (& T2 HIHETF & LA Uk 1Y
ERBURAIEED  WBL[2016]46 5 (LT Bt I AT HEIT & OB bl Rl A REERRE A1)
 UBL[2016]70 5 (KT G RLR [RIMLAE R S8 (B BUBUCR A AN FE AT B HLAMAR S I BV R AN 5 55
BfE, ZEBIBIRT

(1) T 2016 %5 3 1 Hil, PURATHG T AGEEEF AR TEBALNGER, AMESCE L.
XS5 G BN 2R G R Br M RAEE LB H 2016 45 A 1 Hig,
Rt AN E B SO S IG EBL  SHIESR P BRI Y 2 S B . iR e Lkl
FAERRIERL, X G 7 BUR 5 LA e R AR RA SN IR A (A -

(2) FEEMIEZF T PR, BREEERE. ForlEMION, BRERNBE. 2Rk
N R ALE YO B AN, B A A A3 AL

(3) M GRS ATF RSN, B dARAT 67 (10 AL AE [ 3 8 S AR I ARSI ARS 20%
HI NPT . X JE g BT A RIS I B ZLA S, FRBOWIRRAE 1 DA BIACE 1D, 3
i S LA A A AN TS A FRBOWIBRAE 1 S DUEE 1 18I, 2% 50%1HA
RIENBLRAR A FEBCOIRRGEEIE 1 4R, BRI AFTS B W3R Bl A RIRE R, At

._[

iy

JEBAFHIBEE . AN, $2 08 R TSR, RO TR B R AR R TS, AR RTEUS IR

C

SRS GRS BT A% S0% T E N NFLAT G40, FIRFTAF 4 —3E ) 20% M BL 2T EA AT i

(4) S BERAL 0.1% B R BB AL Zy ENTERL, SN BEEAMIEWUB SR 28 5 ENTER -

6.4.7TEE Y F IR H K1

6.4.7.1 ST
Hhi: ARt

AR

i
e 2017 45 6 A 30 [

T HAAE K 65,681.60

SE AR

FohAF K

&t 65,681.60
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6.4.7.2 XG5 HEE&REF"

AL, ARG
AR
IiH 2017 £ 6 H 30 H
A A RIME o A E AR E)
% 22 2,513,464.66 2,516,484.37 3,019.71
mE R
Sty ' ' ]
Zo i 35,172,956.92 34,719,278.50 -453,678.42
fiids | BT - - -
&it 35,172,956.92 34,719,278.50 -453,678.42
e SRR - - -
H 4 - } .
HoAh - - -
=ann 37,686,421.58 37,235,762.87 -450,658.71
6.4.7.3 FTAEESRETS/ AR
TR
6.4.7.4 L NREERBE
TR
6.4.7.5 RIUH R
A Nt
5iA AR
2017 6 A 30 H
IS BAAE 2 R 2 28.68
IS E JAAE 2R R 1
IS AR A 2R S i
N = N DS 43.00
IR A5 2 ) S 893,991.02
IS N IR IR Z5 A1) S -
IS AE @SS i
NI G A LIRS E R -
A 6.70)
&1t 894,069.40

6.4.7.6 HAmFE =
TR
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6.4.7.7 NAIAZ 5 B

Az, NRMit
5iH AR
2017 6 A30H
55 B i s RiAT 28 5 3% 13,602.58
ERAT [RI T I N A A2 ) 3 -
Eann 13,602.58
6.4.7.8 HAhF
mAr: NRMoo
B VNN
2017 % 6 H 30 H
A 3 7 A 2 BR G ARIE 4 -
AT TE ] %% 110.43
T 3% H 44,629.17
Eann 44.,739.60)
6.4.7.9 SzitE4
B EERRARAE B R A
S NRTIG
EN
Wi H 201781 H1H E20174:6 H30H
FEE K TH] 4 %0
AEER 24,592,127.67 24,592,127.67
A H 288,572.73 288,572.73
AHAMEE] (L« 3E A1) -4,946,283.05 -4,946,283.05
VNN 19,934,417.35 19,934,417.35
RS IR G C
SRiEAL. ANRTT
AHA
5 5 201741 H1HZ201756 H30H
FEL A K TH] 4 %0
FAEER 12,867,044.83 12,867,044.83
A HR 126,657.12 126,657.12
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AHABER] CPL- 5 IH)) -5,531,742.68 -5,531,742.68
AR 7,461,959.27 7,461,959.27
VE: WIS R TSR] R i A 0
6.4.7.10 R4 AcAE
RS i A
Bpr. NRM
i H B SL 47 A S Ay R4 B A AT
AR 8,708,574.43 845,545.63 9,554,120.06
AR -1,017,635.21 58,530.31 -959,104.90
AL S AL 5 P A i
éﬂ T*{Mﬂ LG -1,539,392.52 -121,701.85 -1,661,094.37
Bk
Horp, B4 95,194.84 8,038.86 103,233.70
H 4 T2 [R] 3K -1,634,587.36 -129,740.71 -1,764,328.07
A E B A - - -
AR 6,151,546.70 782,374.09 6,933,920.79
R ERMMAGTEFR iR C
Bhr. NRMG
IiH B SLE 4y A S Ay AT EEFIE AT
AR 4,364,197.91 445,798.34 4,809,996.25
AR -488.404.56 22,092.51 -466,312.05
AL S AAE 5 P A i
$ﬁf$h@*%ﬁ & -1,700,864.71 -173,641.28 -1,874,505.99
Bk
Horp, B4 40,234.98 3,799.43 44,034.41
H 4 B2 1] 3K -1,741,099.69 -177,440.71 -1,918,540.40
A E B A - - -
AHIR 2,174,928.64 294,249.57 2,469,178.21
6.4.7.11 FEEA BN
A NRmoo
H]
BiH A
20071 A1 HE20174 6 H30H
e (@IS PN 2,291.81
ek ibe wRlISE N _
oAt A7 2R S U _
- ARV SU PN 2,936.15
HAth 121.62
iann 5,349.58

6.4.7.12 BERF WA
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Hfz: NRTHIT

i H

ZS |

20171 H 1 HE 20174 6 A 30 H

F IR ER R A

22,441,665.23

Pl SRR A A

24,237,291.30

SESE R EE NN -1,795,626.07
6.4.7.13 FHERF W
Az NRmoo
EN:
TiH
20171 H1H E 201746 H30H
3 B (fEEE RS R A 25 3 HE v A~
iiﬂjj\? (TJ\%HX&TJ\#@J»HEA?L) 32,442,474.98
FRAZ S
B SEHfATE (R 2 HA 5t
31,731,922.33
1) AR SR T
W ISR S s 1,040,252.89
SESEAR IR Z NN -329,700.24
6.4.7.14 fTAETHKZS
T
6.4.7.15 BERIUZE
A NRmot
5iH EN
2017E1H1HZ2017426 H30H
% S T P AR B IR B 21,542.77
Fe G A B R 2R -
&1t 21,542.77
6.4.7.16 A RMEZRFUEE
A NRMoT
A
T 7
A 20171 H1HFE 201756 H30H
1.3 5 Y& Rl g e 80,622.82
— A B 303,523.48
frgs BBt -222.900.66
e FRIE R R _
— e -
mE BT -
HAth _
2ATET A -
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——BOIEF 7
3. HAth -
it 80,622.82
6.4.7.17 HAN
Bfr: NG
5A EN L
20174F1 H1H%20174F6 H30H

R 4 RE [ BRI 552.86
R BRI 186.49
=R 739.35

VE: LRI G V62 [m] % S $fp A IR 0, B [m] 3% BV A 25% A N FE B B
2B < 1 e 45 B 1 1] 8 M R Bl e 22 Y ES A R, G [ B8 S 20 1) 25 9% U NI e i e

NN

T,

N

6.4.7.18 X 5% H

A NRMT
SH A
20171 A 1H E20174E6 H30H
< i 928 5 9 70,235.36
ERATIRI T 3238 5 % ]
Eann 70,235.36
6.4.7.19 HAhzH
A NRMoT
5K A
20171 H1HZE2017%6 A30H
-2 A 29,752.78
[y 14,876.39
AT H 2,232.21
Db R Ak 18,200.00
e 65,061.38

6.4.8 BAHEM. H=AHRHEFRA A

6.4.8. 1506
T

6.4.8.2 E R H/EH M
T
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6.4.9 REXJTRAR
6.4.9.1 A3 H HIAFTEF ] S R BUHA B RRI B R R KIRBRTT RAEZRALHITE S

AN, AEE SRS I N BT AR R G . (JEED AIRA A pd@ s, iz
[¥123 7] J.P. Morgan Investment Management Limited T 5¢ BGiE 5, %A R A B2 A LR AIE T
P AR T o

6.4.9.2 ARG HH SRR 5 K& REKTT

KELTT 2R H5AREEM LA
F o % F 4y
R A A 7 FRA. RN, B
LI
[ ERAT B0 A BR A & (rb E AR AT) HEEN. HEESRWIY
R AR R AT I A PR A ] Bk s YN
VR IR RIRAS 5 YA 1E Y 5596 B N 4% — R Y 2R kT AL
6.4.10 AR HA K B BETT LU EA A R SRBE T 32 5
6.4.10.1 B KRB 5 R IUHITRIR S
T
6.4.10.2 BT RN
6.4.10.2.1 EX&EHR
A NRM
EN AR AT L3 ]
IiH 201741 H1HZ20174E6 A | 201651 H 1 H 2201646
30H H30H
2 RA AR 1 e S AN A R 153,612.62 584,846.22
Hor: SO ENU 2 440 2 55,484.76 93,983.15

T SR PN BB S A TR A F B0 PRI T — H
HRUERAAIK, %A HirHEAE08:

FRFRIHRE, 1B

FE BRI = AT — H 28 587 1 X 0.7%/ 245 R EL

6.4.10.2.2 EEHEH

SR EE 0.7%H

Bhr: ARt
A AR AT LG ]
e 20174F1H1HZ20174F6 H | 201641 H1HZ20164F6
30H H30H
2 H R A IR B S A AR o 43,889.31 167,098.90
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Vi SORFEEIEE AT EARAT IOFEE ST — H RS B0 1 0.2% M e i, B H Rit
ERHAK, #HAS. KA KN:
HAEE o =1 — H e 53 X 0.2%/4F KL

6.4.10.2.3 B5EREH

Az NRmoc
EN
201741 H1H £20174E6 H30H
/El =
A '%H gﬁfif nEx T r———
AR EEAR AT A | LB EEAR AR A R i pan
% A C Y
TR ERESE R
A 3,469.56 3,469.56
i E AR AT - 3,346.24 3,346.24
TR R BRAT - 275.06 275.06
&t - 7,090.86 7,090.86
AR AT L R
201651 H1H 2201686 H30H
IRTFEH B IS5 TR 10 25K
H Fbs A= #
- _ A R AR 1 e ST AS R A R 55
RERLE) e X X
iﬁ%@g M b g g e fit
FRERE ST
A 25,053.20 25,053.20
P [E R AT - 4,558.77 4,558.77
&1t - 29,611.97 29,611.97

T 1 R RS PO C RS AU
2. A S H NI IR S5 P il — H C RIESMBNTE 1E 0.4%HIF T xitik, BH
FUERA AR, HA S ERERESEHARAF], il R ERESE A R A 7SI
SR REEHEN . Ht A 08
A RSS2 =1T—H C RESMBTR ™ 1HE X 0.4%/ HHEREL.
A SEASHR A BRAT AR A5 ik 55 Bl O0IRR 5 7 R HRAT 1 D SR IR T I TR] A AR SR B A

6.4.10.3 5CBRT7 #EATARAT 18] ML T 3 R 25 (8 R @) 32 5
T

6.4.10.4 BXRETTRASEESHIEL
6.4.104.1 REFNEESEEAZHEARERESEENHR
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T

6.4.10.4.2 WEAREBRESETHANZ SMIFEAM KRBT R AR EHIHI
Teo

6.4.10.5 BISREXTT IRE HIRAT KRB SR AL B B

A ANRMo
A S AT B ]
KBETT A FR 20174E1 H1HE20174E6 H30H | 20164E1 H 1HE2016546 A30H

HAAR %0 EEEPISEIPN AR %0 LR IISELN
W E R AT 65,681.60 2,291.81 | 2,263,825.60 30,108.31
E: ARESHARITHA R B STEE NP EBITRE, AT RNERR A g R R .

6.4.10.6 AEEFERHHA S 5REKTT A BIESFHIHIL
T

6.4.10.7 FARSCERAZ 55 F HHHI B A
T

6.4.11 FESE BN
AR A A I 4 oK St A I 40 B

6.4.12 3K (20174 6 H 30 H) AEEFHRNREZRIES
6.4.12.1 FAGHT R/ RIS T T HIRRER FRE 2RISR
T

6.4.12.2 JRFFA B IR SZ R BER
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30048 | ZR"AE| 2017- | & 2017-
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6 fe | 01-25 T 08-09
60065 |4 | 2016- | 1
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6.4.12.3 HRBFRIE[EGRZ 5B R AR 5
6.4.12.3.1 AT THH MR 1E EE
To

6.4.12.3.2 Z G G35 EEE

BEAMREHIAR 2017 4F 06 H 30 H ik, AIEGNFUESFAE 5 i sz IE R AE 55 7 i) 52 Hi [a]
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Wiz, FUESRAC 5 BTl M E I SONARHESR e, AMIRT 6057 [BEAE 55 AR H
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6.4.13.1 XRIE EBORMA RGN
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AEEHIBER . IR RAE RN SR, EES PIEEK, foEEEENS SR T EEES
I A (1 B A AN i BN SR AR A% AR, R Rl R e BN S F M o [ IE M 2 B A
To QEEHEZE TR I 2 AT &5V PR AR N, X & 2R WU T Bl
TR IIVEAE IRV, FRREAT S AR IS, S s ek 55 A E 2 I SRR A otk & E BN
BARTTHO B I hAS B, 72 J AN 8 I b 55 B0 11 PAY 422 Al 1 B8 BRAT 156 DA R0 [ SR, VR
AL FIPAT IS DUBEAT A &, IR G I SR B XURG S BE AT 57 ST 0 PR AR b 1A 2% (110 AN

Neixad
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B T AR AR A R BB AT I B AR AR R PR A, R SRST IR BN & BT B IE L BT A B
PEMVARIEE, FFX 38T H R, ARHE R E B PP, 8 A € 0T & R 48 br gk 47 12
TP A

A NI EHNET T UREAZFIR B2 %00 BESEK. REEHR RS RE
BEAR . MRS AIAR S ML 553 1A RSP JRURS: 7 B 2R 1 AR

AR G B < NN et TR A KU B 75 9 2 R R M A E B M Y R Al
D% Fob PRSP A (KT RT REA K o AR B3 AT (10 A1 PR R A, ) AT XS 40 24 PR R PR R S U ) 288 DR 45%
RIS o T E BT AR, IRAEASE GRS H AR, S56 a0 Fria 4 fh T RRFIE
IR E S AT AR B, HHIOEAR S, B RS R I PR EEAAH S, B AR E S ]
SRR S AP RS HEAT B A A AIPPAL, JFIE AR R, R XU 5 A TR IV A

6.4.13.2 15 FH X
5 RS TR 3 S AERE 5 R R 55 F R BAT AL T, sE RS RRIESRZ KIT AW
IR Z) . R4S AT RIIA BTG, S EEESE PR A S AR AL I XU

AN A JE < B NAESE 5 TR SE 5 06 T I B AR AR DLEEAT T T VPl o A BE G T IARAT 77
FAFAEA S G HFLEAT T ERAT, B SZEAT AR AE FAB A EK ARIE S AEAL 5 itk
AT IRI5Z 5 421 LA P EIE 27 B0 S5 S IR DT 2 R 58 5 6 T 58 BIE 7 S WSONTR T 3, 8 2 KU PT i
PEAR /I AEARAT 18] [R) MY 17 375 BEAT 28 5 R 40508 28 5 36 F-REAT 45 FH VAt R X I3 22 15 Uik AT BR 1 DA
DR NE PR35 FH RS o

AT G L G PN S 1R AR B, 8 #5845 R PP SR I 2 R AT
NS PR, HAE I 7 SO B BLog B XU

A FEFR T HEFR R L% (hENREATEHPSE P R R BUERIbrHEST T [

A

6.4.13.2.1 #HEHERFRIR KRR RE
fz: NRMIT
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L P28 AT Lk
201746 H30H 201641231 H
A-1
A-1 LR - -
RIFR 2,393,440.00 3,010,977.90
At 2,393,440.00 3,010,977.90

e RV G 8 ER IO E i

6.4.13.2.2 #HKHE PR IR FIRIF R

L DARNEITH
KIE VP AR LARA
201746 H30H 20165£12H31H
AAA 12,932,875.00 18,513,886.30
AAA LR 19,392,963.50 35,664,961.70
RIF - N
it 32,325,838.50 54,178,848.00

6.4.13.3 WBHHE R

TRANTE KRS AR 5L SR JEAT 5 SRl S5 R 1 SCE5 I 8 B B8 SRR I R o A HE G (KR Bl X
Wr— 7 THI R [ T 4 0 4507 A5 N P B SR B [l HL R (R G 080, 53— 7 TR | T L 8 Bl i Ak
(R 5 T 9 ANV AT i Sk £ 2% 590 T ¥ 5 P 3¢ 5 4 o v IG V2 7 7 7 R ORI 28 3 O 100 BA S B A
A .

BT AT IRE 1] % <8 AROUAT AN 1k XURSE - A T < ) 3 < TN K AR 56 < Y R W G [ 195 D 3 A 7
WP APE TR, REFEE S BR AL P AT BT 5 2 AL EC . AN e 1 8 BENAE
B FP T T EAUSRI S, LR G OU T B[] FR I R AR R 5 3, ] PRI AR A [ 5
AR BB R RS, A7 R DR B 2 e A AR 2

BERTETE b P AR DL A AN 1k U, A i < ) A < PN S T 00 7 ) DXL 6 B i i sl L
IR, PRI REAT RS I I i, BARH G R QR B ARbR . A& 1ERI A N 2L RE
JIERE bR ALE TP S RE S22 AR T8 P L 1) LA R 0388 52 IR A O 35 B8 A B9 25 0 AR 35

R =K AT RAT IR T E A T G P FE R 10%, HASE G5 A G iR e PE 3
A I S IR A — KA 7 BT ESR A ZAETF I 10%. AP KR MIESFAE ISR AL

ST BT, HRISAERAT I RN T35 5, BRIEERIE 6.4.12 R8s B8 70 5 <5 B3 7 I i I 32
BRFIARE B ALK OO, HOREIRELLE B RGN AR H
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6.4.13.4 T XK
737 AU A2 6 5 4 T R 4 T EL A SR (i BA SR B 4 378 5 DX B Ak 17 3 %2R0 4 TR 2R O AR B
RAEDE SRS, ELFEFIR ARG AN RS AT AN A% U -

6.4.13.4.1 FIRRE

)25 XK 9 4 b TR 2 P A (L B0 40 52 T I R0 AR Bl T R 2B U 3l Xy R e ek
e T RIS I  T TR 2 LT S B0 SO R BRI RS, bR SR 2R 2 G i T R T i
ANARE S5 34 i) 5 SRR 0 T 47 7R 3 B3 5 B T A S I A 5 1 £ XU o

AN < ) B < TN SRS AR SR T M M) R R M B T BEAT A%, Rl R BB A A A
VARSI RF Tl wb i R IR i K e e

AR BG5BT R ARAT TR T3 37558 5 (10 1] 52 WA b o, DR A A A L PO A 3 XU o

6.4.13.4.1.1 R K i T

. NRMIG
AR
200176 H30 | 3NAMA B3MAZ1E| 1ESHF SR AR it
H
Cidas
AT 65,681.60) i - 65,681.60
A S 95,603.44 - i 95,603.44
FHAREE 15,003.60) - - 15,003.60)
TR 3,417,600.000  6,679,335.000 22,528,643.50, 2,093,700.00] 2,516,484.37 37,235,762.87
IVEL&AIDSS - - 894,069.40) 894,069.40)
AT HR D R - - 1,009.20 1,009.20
MIRGIEFRTE K - - 99.313.33 99,313.33
B At 3,593,888.64] 6,679,335.00 22,528,643.50, 2,093,700.00, 3,510,876.30 38,406,443.44
1453
S HA [0 ) 4 ik %
- I 11200,000.00 - - 1,200,000.00|
o ak
AT TBE [R] 5K - - 317,286.83 317,286.83
A A N FR I - - 21,943.51 21,943.51
MAF R R - - 6,269.56 6,269.56
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INERE: R R - - - - 3,583.52 3,583.52
MNATAE 5 % H - - - - 13,602.58 13,602.58
NATFE, . - - - -457.78 -457.78
HoAh 7 £5 - - - - 44,739.60) 44,739.60)
UikTi¥saan 1,200,000.00 - - 1 40696782  1,606,967.82
FIRGUREEEL I | 2,393,888.64  6,679,335.00 22,528,643.50| 2,093,700.00 3,103,908.48|  36,799,475.62
LEER
2006 £ 12 A 31| 3MAMUA BANMNARLE| 1255 54D E NP= it
H
i
AT 2,506,330.91 - i - 1 2,506,330.91
i D 571,805.14 - - - - 571,805.14
17 HARIE 4 16,289.42 - - - - 16,289.42
TS AR 2,141,200.000 13,125,647.60 39,069,473.30] 2,853,505.00, 9,334,236.000  66,524,061.90
NS - - - 4 1,242,660.73 1,242,660.73
NG TIAE - - - - 1,329.13 1,329.13
B At 5,235,625.47 13,125,647.60 39,069,473.30] 2,853,505.00 10,578,225.86  70,862,477.23
1451
S HY [0] ) 4 i %
> iib P2 16,700,000.00 i i - 1 16,700,000.00
oK
AR SFE 5K - . - 1 2,002,605.83  2,002,605.83
AT B [B] 2% - - - 4 125,246.76 125,246.76)
AT FE N FH . - - - 36,429.31 36,429.31
MNATFERE B - - - - 10,408.37, 10,408.37
AT B i 2% 2R - - - - 6,390.13 6,390.13
NATAZE 5 % H . - - - 46,629.63 46,629.63
NASF) S - - - - 1,315.36 1,315.36
oA A7 £5 - - - 4 110,163.03 110,163.03
et 16,700,000.00 - - 4 2,339,188.42  19,039,188.42
R R GUREE BT | -11,464,374.53 13,125,647.60 39,069,473.30] 2,853,505.00] 8,239,037.44| 51,823,288.81

TE: RAPIRAARIE G KA ENME, 3% 08 S 20 IR 2 08 E i H B0 H 24

FHTF LD,

6.4.13.4.1.2 FIZ XS SO 2T

B | B R DA HEt 17 B e A
R U R B T R
| R RS R PG R 2R G e L
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oM EA (. NIRRT
ZINCER R TR
2017 46 A 30 H 2016 4 12 A 31 H
1 = AN X N
IR T 25 K2 15 W) 39
) % "
6.4.13.4.2 SMC X

AN RS2 45 St TR A Fe (B BAR SR BL e It R AN R AR S i A AR B ah iR . AN 4
TR B Rt AN R T H A, BRI R AN XU -

6.4.13.4.3 FHARYHE R

AR PRI 2 1 J5 < P R < T L) 2 SR BRI <6 YA 2 PR e Tl S R SR AAMIIE R BLAL
(T St A K] B Bl R AL IR UKy . A B 4 R B BT TR 58 5 BT L T BURAT IR L T 352 5
IR G, BT 0 AR A AR KUK IR T BRAMUE SR A AT A4 ) B 07 G L R R S IO B2
AT RE SRR THIE 57 17 A BE PR I B (5«

ANHE B B P AAER A B R A A R b, R <E BT R RS, S YREBCE
i AR ATIROU XS i e 5 A, 83 A B FRGE TR A M, Zha ot EZMastia
irads . EEWEECES R MEBER. mRsitiKr. S i MBCE i M EK-FER R, M
P RSB AR BB E, AT E ] R WA 2 S B8 AL R SR B 7 (G B EL ], I ERER SN
P R A AR IR AR A, R RS I B B AT B S A R

A i I P BR AL A 0 0 O AR LA A% XU o AR SR S PR 152 73 B % L AMIR T JE 2 57 10
80%; B TH HGAT Al e (it (F 70 B 58 & IR D M EE Bl A T H MR T AR BB 2R B B [0 80%;  $3L8%
TR BUESEBGER R B LB = TR B 20%; Bl LB H AL — 5 LN IBUR 7
2B B AHE I LU BIAMR T 5%, BBAL, ARBE G 0 68 BENEE H AR SE G I RFA AUE TR A% S
ML, 2 WS 2 A TR B g AT S EE R, AU 4E VaR(Value at Risk)FEAm S8Rl il A %t
<z TG FROTEEAE AT AR LR, B N ] S st s XU EAT BRI AT

6.4.13.4.3.1 FHARM#E RO
SHRAL. AR
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ENEN ERAERER
2017 % 6 H 30 H 2016 %12 A 31 H
A i B4 Ry
ARME H{E LA ARME T E A
(%) (%)
A oy VA Rl Bt 7 — R SRR R 2,516,484.37 6.84 | 9,334,236.00 18.01
A o PEB Rl P — R 1R - -
LoV R ™ — Bt & B 5t - -
AT e Rl B 7 — BUIE IR 5E - -
oAt - -
it 2,516,484.37 6.84 | 9,334,236.00 18.01

6.4.13.4.3.2 FAhANHE XS FRIBURAE 2T
F 2017 4 6 A 30 H, AFEEFA LSRRI A M E 5 FE S 3HE R N 6.84%,
IR B T 32 ) 2R AN A NI 2R LA T 32040 W DR 3R B0 AR BT AR 38 4 98 7 1 T 2 KB

6.4.14 F B F AR AT S HHRER T E U A 1 HAb I

(1) HEfEAR

MR B EXBLS )R T 2016 48 12 7 21 HA KM H[2016]140 5 (ST BIwaAEL P>
TR 308 MBI S5 S AR BCR B R RUE: (1) SRR SRR IR 5 200D B A AR R AR I

i (5 [7] FF AR B M A Uy BB AS ] A [ml (e B0 ), AMIEHSUE LR (2)  AWBIANIIAEE S, 15

oo B AR SR G E B SR 220, AR TRk skl ) REMMIZEEREPE
AR AT, LB P A E B OV ER BN . ERBURA 2016 45 5 A 1 HiEZHAT.

Ak, MRIEMEGT. EXBIS AT 2017 41 H 6 HAAAKIFL2017]2 5 (O&T B5H8E 7 Mg {ER
BURA R A TS &Y f 2017 4F 6 A 30 HMAG I FL[2017]56 5 (T & 7 g ER A L

R BRLE, SRR BNIE S B iR T R R S E R N RAT O, IE R R S T
BiJsik, AEME 3% MR BGIEE B xRS i e 2018 4F 1 1 H A& S fE R BRI

RIBUAT A, RAAMERL, AT DR, COVBBEE ™ B A LLE A 6 10
SR BLISLABUAER I L BRI A 0 A 5 SRR A Lk 00 55 R T2 1

RICFM
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(2) BRIB(ERLAL, AT 7R H AR 60w B0 ] A0 At B 2 00

7.1 BIRESFAEHERL

EHEAL: NRMT

b4 R PRI L
F5 TiH S
T i ” Bl (%)
1 L2 5 % 2,516,484.37 6.55
Hodr, gz 2,516,484.37 6.55
2 [#] 5 AL 2 18 % 34,719,278.50 90.40
H, ik 34,719,278.50 90.40
B S FRIESR - -
3 DIkl Ry - -
4 SR AT S ; B
5 SEONIR S G Rl s P B} B}
Hodr: LW R SENIRE 4
il e e i i
6 AT T & & 61T 161,285.04 0.42
7 HoAth 2% T % = 1,009,395.53 2.63
8 fann 38,406,443.44 100.00
7.2 WEAREATLRH R ERTHE
. JUNN . He GBI L
R | Al A Go | - f“ bl
0
A Ve 7 N G | 4 ; .
TR 43,045.00 0.12
C il g M. 1,240,487.00 3.37
D AT\ WA I /S W) e Sy 1 9 VA | 4 382,387.00 1.04
M 22,880.00 0.06
F R A E e 179,473.00 0.49
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G LIS CAEFIHTEDL 225,000.00 0.61
H ERERIE L84 - -
I 5 RAR . ARG REARIR S 46,433.00 0.13
J SRl 108,891.00 0.30
K [ | 134,580.20 0.37
L BTN 55 i o5l - -
M FHERF AN AR S 22,673.00 0.06
N IKFS RSN S E - -
o) JE R MRS ST AR IR 55 - -
P HE 42,670.17 0.12
Q AR TAE - -
R AL ARE AR R 67,965.00 0.18
S g - -

it 2,516,484.37 6.84

7.3 BRI~ RAE G E ST EHE BN BT R B B B2

SRURAL: NIRRT

7 R T
Fe | REAE J SR A4 R HE () A A
B LEBI(%)

1 600655 T4 el 7 4 5,800 65,656.00 0.18
2 300423 &1zl 1,800 61,110.00 0.17
3 300486 KA 2,300 52,049.00 0.14
4 300472 ook 1,800 49,140.00 0.13
5 300025 R AN 5,900 46,433.00 0.13
6 000526 *ST 42 1,503 42,670.17 0.12
7 300414 W R 1,600 39,648.00 0.11
8 000004 A B4 1,500 38,475.00 0.10
9 002080 TR 1,300 25,766.00 0.07
10 600409 =KL 2,500 25,175.00 0.07
11 600335 EHLRE 2,100 25,116.00 0.07
12 600966 M4 4,800 24,912.00 0.07
13 000910 KiFX% 1,000 24.,840.00 0.07
14 601966 Byikeha 1,100 24,673.00 0.07
15 600426 e E T 2,080 24,419.20 0.07
16 002372 HEHM 1,300 24,284.00 0.07
17 000761 AN 4,600 24,058.00 0.07
18 600665 KR 4,800 23,952.00 0.07
19 600308 TRy 4,200 23,856.00 0.06
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20 601233 Al B A7 1,700 23,562.00 0.06
21 000601 R RE I 1y 3,300 23,529.00 0.06
22 002386 KR 3,300 23,529.00 0.06
23 600143 & RFHE 3,900 23,517.00 0.06
24 601636 e ] 5,200 23,452.00 0.06
25 000957 B 2,000 23,400.00 0.06
26 002470 EALTN 3,100 23,343.00 0.06
27 002172 BFERHY 2,900 23,316.00 0.06
28 000665 WAL H 1,900 23,085.00 0.06
29 000900 AR T 2,500 23,000.00 0.06
30 600012 Fie 368 1,700 22,967.00 0.06
31 600051 TS 2,400 22,944.00 0.06
32 600098 IR 2,900 22,939.00 0.06
33 600742 —RE% 1,200 22,932.00 0.06
34 600039 VY )11 % F 5,500 22,880.00 0.06
35 600356 fH=FE 40 2,300 22,862.00 0.06
36 600509 K& REIR 3,000 22,830.00 0.06
37 600163 HH i) BE R 4,800 22,800.00 0.06
38 600236 (ESTACEWA] 4,000 22,800.00 0.06
39 600644 NI W) 3,000 22,770.00 0.06
40 002258 FIRA 1,800 22,752.00 0.06
41 000989 L 1,200 22,752.00 0.06
42 002157 IEFRRHE 5,000 22,750.00 0.06
43 000966 KIRH ) 4,600 22,724.00 0.06
44 000789 T 3,200 22,688.00 0.06
45 600020 Hh i R 4,500 22,680.00 0.06
46 600642 FH BB 13 3,600 22,680.00 0.06
47 603018 HH AR A 700 22,673.00 0.06
48 601188 JeITAZE 4,700 22,654.00 0.06
49 600203 fEHBT 2,700 22,653.00 0.06
50 600126 BUAR I 1y 3,300 22,638.00 0.06
51 000421 MR AH 3,100 22,630.00 0.06
52 600548 R 2,500 22,600.00 0.06
53 600681 ERLEEE 1,600 22,576.00 0.06
54 600396 G 1Ly 5,800 22,562.00 0.06
55 600377 T R 2,300 22,540.00 0.06
56 600469 A A7 3,000 22,530.00 0.06
57 600229 T AR 2,400 22,488.00 0.06
58 002100 REAY) 2,800 22,484.00 0.06
59 600708 B Hb = 3,380 22,443.20 0.06
60 600081 RAFHL 1,800 22,410.00 0.06
61 600269 R R 4,300 22,403.00 0.06
62 601900 A 7 AR 1 1,800 22,392.00 0.06
63 300283 M7 3,100 22,382.00 0.06
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64 600461 HEdg KOl 3,100 22,351.00 0.06
65 600641 Tk Ak 2,000 22,320.00 0.06
66 600438 A 4,000 22,320.00 0.06
67 601088 Hh [ e 1,000 22,290.00 0.06
68 600561 ikiz 2,400 22,272.00 0.06
69 601107 VY1 R 4,700 22,184.00 0.06
70 002585 KUEHTM 2,860 22,107.80 0.06
71 002394 R A 1,500 22,095.00 0.06
72 600649 WA 2,100 22,071.00 0.06
73 600823 R A 4,500 22,050.00 0.06
74 000059 R 2,200 22,022.00 0.06
75 601998 S HRAT 3,500 22,015.00 0.06
76 601169 LR AT 2,400 22,008.00 0.06
77 300129 ZeE X RE 3,100 21,979.00 0.06
78 002267 B RIS 2,500 21,975.00 0.06
79 601218 T AL 5,000 21,950.00 0.06
80 000685 Hl A H 2,000 21,900.00 0.06
81 000531 FEEIZ A 2,300 21,896.00 0.06
82 603567 PEE 1,300 21,879.00 0.06
83 600889 A AT 2,300 21,827.00 0.06
84 300204 EP AR 1,400 21,826.00 0.06
85 601288 Ll AT 6,200 21,824.00 0.06
86 600483 18 BE I 173 2,100 21,777.00 0.06
87 600240 b Bt A 2,400 21,744.00 0.06
88 600350 ITE =T 3,500 21,700.00 0.06
89 601368 SEINIK 5% 2,200 21,648.00 0.06
90 600382 7R BB 1,500 21,615.00 0.06
91 601398 TRHRAT 4,100 21,525.00 0.06
92 600036 FHRRAT 900 21,519.00 0.06
93 600981 VAR ] 2,900 21,489.00 0.06
94 002454 2 Wy 1,700 21,420.00 0.06
95 600894 I By 1,800 21,312.00 0.06
96 603599 LS 1,400 21,182.00 0.06
97 300360 JEAERH 1,400 21,070.00 0.06
98 603188 R 1,200 20,928.00 0.06
99 601238 JIREEH] 800 20,848.00 0.06
100 300174 JCHIEA 700 20,811.00 0.06
101 600028 W E A AL 3,500 20,755.00 0.06
102 603806 LTSS 600 19,206.00 0.05

7.4 RE AR FERE A G ERLRZ)

7.4.1 RIFENSHUE I VI SR 7 E 2%B0HET 20 44 KRR B 4
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o BT 4 e
¥ Ji AR JI S A4 R EN ] N X F=HE L
(%)
1 300391 FRERFH 126,486.00 0.24
2 300162 2 A 125,478.00 0.24
3 300106 PaERAIY 123,529.00 0.24
4 300239 RELEY) 123,513.00 0.24
5 603015 LAY 123,354.00 0.24
6 600605 PR 2/ 122,630.24 0.24
7 300218 2R WA 122,007.00 0.24
8 300442 T 120,909.19 0.23
9 002778 [SYSYERed 114,248.00 0.22
10 000695 TR RE IR 112,273.00 0.22
11 600235 FFHRrAC 109,621.00 0.21
12 000692 HOR 109,495.00 0.21
13 300220 &isHEot 109,329.00 0.21
14 300141 R FL S 108,788.00 0.21
15 300154 Fii & I Ary 107,598.88 0.21
16 601313 VLT S 107,390.00 0.21
17 600356 (EE4N4 106,774.00 0.21
18 000835 Kgzhig 106,680.21 0.21
19 300286 2R} K 105,984.50 0.20
20 600980 et Bl 104,774.02 0.20

T CENGH (EBRERNBEREAT) LG (s BRSO S35 S S A8 &8
CRRAZ A afe DL K ) 351, A5 EHIRAE 5 B

7.4.2 RIHSE I SHUE I VISR 7 EE 2%BHET 20 4 KRR B 4
SRR ARTTT

i A 4 B
5 JiE A Ji% SR A4 PR AR R S P e A
(%)
1 002462 o 2,717,831.00 5.24
2 000100 TCL #EH] 686,000.00 1.32
3 600519 DM e 207,572.30 0.40
4 603015 SLHEHE 121,665.00 0.23
5 300239 REEY 121,476.00 0.23
6 000430 TRE A 121,227.00 0.23
7 300391 FRERFHE 121,212.18 0.23
8 300139 Yy N5 120,308.00 0.23
9 600781 A 25\ 119,793.00 0.23
10 300106 i |4 119,764.00 0.23
11 300162 2 A 117,158.00 0.23

240 TU3E 48 1T



EBERRPUE G R 677 LT 5 A 4 2017 SEPAEEIR T

12 000779 —BIRM 113,694.00 0.22
13 000713 F IRk 113,015.00 0.22
14 300330 AT 1 112,297.00 0.22
15 000400 Vrdk S 111,120.00 0.21
16 000692 BRI 110,736.00 0.21
17 000948 MAREE 108,704.00 0.21
18 002579 T 103,976.00 0.20
19 600605 TCIE AR 103,583.00 0.20
20 300442 e I % 103,089.00 0.20

T “CSEANEHT (EESRNBEREA™
CRRAZ A afe DL K ) 351, A5 EHIRAE 5 B

“SEH A (EESE BRSO B S A e

7.4.3 TNBEERI A S 2 B B HB B8

A NRMIT

TN (R B H

17,116,016.19

FHBEEIIN. 3D B

22,441,665.23

TE: “SEANEH (BESRABEREA
CBAZEA R LA K IS, AFBARZ S 2

7.5 BIREBRMF ARG TAS

“j;I]:EIfI:L

W (B BRI 293 KSR AL a8

SRR AR Mo
A B A b
Jr 5 15195 i o NRME
fil(%)
1 [H K f5i %7 2,393,440.00 6.50
2 AT - -
3| &RlfiH - _
o BUORTEG AL - -
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