IR AEM R M AE 5 RO TG R BOIE 7 BT < 2017 4R35 3 /4l

JTRFER R 5 R AR SRS R R 2 &
2017 4E58 3 TR E

20174£9 H 30 H

EEEEN: TRESEHEHFRAA
EEHEN: PEHBITRAOARAF
REEHEY: —O—LEFH=+LH



R AEM R WA 5 BTG R SO 5B 6 2017 45 3 T /Edi il

§1 EERR

B TN I S o I H SRR AR BT B R A TE AR 30 R S PR
R E ORI, AR B SPE L RPN e B AR AN 1) S OE A 5T
FEEE NP EIRAT IR A R A AR AEESRE, T 2017 4F 10 H
25 HEM T AW T & fate. ERIABR A ERESNE, FIFEEE
NBEAFERRICE . SR B KR .
B R LAWCSAE L B R S SR N B A IS R & 0, (HAVER
WERE e —E f A .
SR S ARE IR REI BRGNS, PR E/E 3% sk
T LA 5] 52 A 4 RO FR B T B 15
AAR I TR R G R
A E 2017 42 7 H 1 HilgZ= 9 A 30 Hik.

§2 EE @l

e 4RI IR ISR ETF

K4 F AU 512580

A2 gAY 512580

S (S A& G R TR

He A A H 2017 41 H 25 H

e FRIL SR LA | 74,071,654.00 £

T SR IR PRI PR, A8 SR PRI I B B AN BRI R

M

AREE G FEERBGE R EHE, BRI FEE0H i
A7 I (A ol S A R i AR B B 4L 65, FFAR T
PR AR R RO i e H B (R AR AT HE S R 2

AN I S B BT b ) 8 B T B 46 1A i 1) B
IR T2 S 0 E B 90% H AR T- AR 6 5%




VRS R M AZ 5 BT TRGRIR B F- 43 Bk & 2017 4R35 3 TRk

ST 1 80%.

2
AR RS IR EO PIEI R L AR S AT S
i

b &t B
Mk G LA AE bR (1 i Bl %
AEE O BCE R A, XE S TR A R
& MRS S mgES . RS RM TS
RS AL 2 e SHNEIREAR IR BRI, B SR B
L i) Fi P AR (10 M 552 717 3 A AL AR IR Wi 2
fiE.
HEEHA JTRBEEE AR AR

s
& | &
o
I
>~

AR AT et A R 22 7

§3 EEMFMIPMESHFERI

3.1 EEMFH

A NIRRT
e A
FEW 55T bR
(2017 47 A 1 H-2017 49 A 30 H)
LA sk s 17,298.40
2 A A 5,177,224.11
S NBL- 35 J S AR AFUA JA R 0.0671
4 IR B 0 A 78,267,236.51
5 AR Ik A BAHE 1.0566

T (1 Friddt e SHR s AR NNWEEE 5 2 & &R, thA
P e SE bR AT EAR T I 81 BT

(2) AT LI AR IR RS AR BN Beotilas . HAbN CAEA
FEUMEAR SR ) FHBRAR IS S R (R 8, AIAIRE Dy A 0 2 S Bl an n_E A1)

NS EAE B A
3.2 HEHERIN

3.2. 1 ARG HESHAUFHEI R KI5 R AL 5t PR i v 28 2 ) HUR




R AEM R WA 5 BTG R SO 5B 6 2017 45 3 T /Edi il

WL
WL
i | Be i
e | o
e KR Wi | 00 | 00
KO | x|
%@ i %
®
@
Ejﬁz/P 6.64% 0.90% 7.06% 0.93% -0.42% -0.03%
3. 2. 2 A A FAE R URES RIVH N K223 KIS RNt Bt
RS e

IR AUER PV AE 5 BT TR HOE 7+ R 7 e 4
R E I KR 50\ 5 LR R i o 28 g sk 7 350 EE ]
(2017 4F 1 H 25 H# 2017 £ 9 A 30 H)

0.82%

8.18%

5.55%

4.91%

3.27%

1.64%

0.00%

-1.64%

-3.27%

-4.91%

-6.55%

2017-01-25 2017-03-08 2017-04-19 2017-05-20 2017-07-10 2017-02-20 2017-09-20

|—rEdirrger —hEni|

A (1) RIEGEFAEZEIN 2017 4201 H 25 H, IR SRRES K
SR
(2) AFgE@aviea AR 3, EO S RN %5 K E
LI B AR B A A R RE o

§4 BEAWE

4.1 ZeZE (RESLH/NA) FH



IR PR R A 5 BTG SO S 3 VA 4 2007 4648 3 IS
EAREEN R ES
FHHHR UEZR K.
4 HR 4% i B
FERH | &EH TR
1 -t

N S B S 5, hEFE, TEEL,
g, TR AP EE R R A S
7% 300ETF Bk M MOIZAEFS, 2004 4F 7
BRI EE H=Z 2010 £ 11 H{E
ZH, TTRYE REGEHER NG
ilF 5OOETF SEARHIT/E, 2010
EMEEA E 11 A% 2014 £ 3 H
B TTRHIIE B REEEHAERA
500ETF Bz AR R R S E R
(LOF)#E 41 W9t 51,2014 4 A 1 H
Hegm, T % 2016 £ 1 A 17 HAE
RPIR IRIE 300 TEEE 4
300ETF %4 FI3E 42, 2014 & 4
3 42 T H 1 HEAET Kk
IR R TR EL 500ETF LA K|~ & HIE
RENREES 500ETF Hk#2(LOF)H:4x
M TTRIEE L4243, 2015 4F 8
TR A2 H 20 HEE KPR
iM§«%%@,fk 2017-01- i 13 4F 300ETF 44 %
HH/NR 25 ¥H,2016 £ 1 H 18 HilZ
300ETF 4 T &% 300ETF Bk
()3 S 4P BREENEELH,
IR H/R 2016 =1 A 25 Hi2fF) ™
300 izt 4 KA/ 300ETF A BBt
R4 2 7 BREe. TRFLZRE
ITRZETETF AR RIB R &1
REeEMRES 2T, 2016 41 H
B 7R AR 28 HBAEE = 750 e
Z T ETF Beg Z LT, 2016 458 A
REeMIE e 30 HEZfF " KHIEF T
By kAN ETF &R E&LH,
W ETF &4 K 2016 4£ 9 A 26 HEE(F
ey, | RPIEZE T ETF Befedk
KA ETF SR LH, 2017 4
P I E 1 A 25 HEE Kk
GoM; Tk MR ETF & RE&L
imﬁ{um A ¥, 2017 £ 4 A 25 HilZ

EHEEZ

fE) K ek ETF &4




R AEM R WA 5 BTG R SO 5B 6 2017 45 3 T /Edi il

i;ﬂ'g HER T R4, 2017 4F 5
B R H 25 Hil T R AR
ETF BtEE SR ES
H, 2017 -8 H 4 Hilt
B RE TR A5
SRS LH,

VE: VAR AR U J7 8 A = 4 1 BT BRI H

2.EFF MV )2 SCREMAT ML B2 CUEZRAL A N A TR B IMED HIAH SRR
SE o
4.2 BENREY AR T SBEETFE 0L E

ARG WIN, ARG EIENHET (N RISMERET R EVE) &
HECEZM R AFEA R LA 5 BT IR BOESF R B A e i & 5 R AN
HAl A SR RLE » A IRSAE S B = 5T (0 B U B A S 2 B
FE R A RS R 2 B, 93k i s A NSRRI 28 . AR N, 2
BAEEEGH, EIFERERA AT, iR E AT G RIEM L
M A FRIE .

3 NPT

3. 1 A FAZ Gyl B AT 16
NEE IR BT R AA AR, INGRAZ Sy o BOIA T A P A
FFIE I S AT O AR S KR B A PP, ORAIE 2152 5 B U 1 S B

FEPCHE LA PN S 1) 5 T 2> ] 1 EE g 5Bt AL 5 43 B8 (M R SR ORI T
TR, B R R UK T A O SR i o AR ESL T RS BB A
PRI, B G L BRAE S A Al LAE RS, I 5 SRR A #R AR R 24
R AR . SRR, PR G AR e iR T
(P PN~ = i i Tt )Wl NS B LT a = R ol AR <Y s R o el BBl BN
BEAT Ty RGN IR A By I R AT SN A% R T, SIS B KUK F) o XU 42 1«
FERZ B X B W0 A 5 S5 A R RO M A6 A%, SR 0t U B 5 )
2 il o
RGN, ERATAE G 6 S AEPATIE I R, ARSI G237
DVXRs s RKRAEARFIA LT 15 5 FH I
4.3.2 FHA ST KL T

4.
4.

—

B



VRS R M AZ 5 BT TRGRIR B F- 43 Bk & 2017 4R35 3 TRk

AN T JEU) 125 1A R A 2 18] (58 A 4% R S48 Bt A4 e Bl 8 A TE
FAL R R A EBRAN) B — B A A TER —238 5 H T RI0ZE 5 . IR
IS R TUSE [ S5 AR R A7 0, 7 B BEAT R 1) 38 5 1), WU 7R 28 2 i) 40 P 4% o 41 - B IR
%1,

AL A R SE AT IR D A A B LG AT IE 5 5 R (R A o AR
EIN, ARG G 5A N A E N AR R AL A R AR E H A58 S G L,
{H SRS B0 (1 B0 58 By T AN IR I3 24 H RS B 1 5%, X L858 5y ANAEAEATAT
) 2 Ak RO R BE
4. 4 REHAESIERT KEMZES T

(1) B AN

1B ETF 4, KGN A0S RIS HUL BB BETT SR MK, B RLNT e e
AR L R e R ] 5 DR 3kt e R R AR R A R b, b D PR AR S 1) R B
R

(2> BIESHT

WG, AL G BRSO R A IR L H R ] PR 2R

By ETF B4, HA A IBE (e [R] 3 f A i 4 PRI 1% 22 1) RS I REL K80/

4.5 REHAESHSRI
AR A, I SV K Ry 6.64%, [FHYS% LA S HEIR 25 %4 7.06%.

§5 BWEAGHRE

5.1 MEMRESHHEHR

L o e oY da
75 i H S (On)
H LB 151 (%)
1 | B 75,188,438.71 95.03
Hr, g 75,188,438.71 95.03

2| e i B

Hr: fiigz

B SCRFIE SR




VRS R M AZ 5 BT TRGRIR B F- 43 Bk & 2017 4R35 3 TRk

3 | HEEHE - -
4 | SRMITA R - -
5 | ENREEmT - -

Forre SEHraE e i) SRR A

ez e ' '
6 | RITHERMEEHEA TS/ 3,354,989.07 4.24
7 | HAth T EE 578,833.53 0.73
8 | &if 79,122,261.31 100.00

A BRI S AR B ARG E G, 1T 5.2 A THIAN S AT IR
BAGKAG E I 1E -

5.2 MEMIRLATI A RIBRERTAS

5. 2. IR EWARIEAT W R A B ER R A S

AR

AfeE o)

2 e B HE
el (%)

A

PN SN N1 14

KA

il gLl

48,846,271.57

62.41

LA I\ V78 NI S W9/ & Y 159
NI

9,941,837.40

12.70

S N4

5,198,069.75

6.64

AR AT

ASEE . AR ATHEEO,

I | m|m

A 18 MO

F AL AR BB MRS

2,971,604.76

Gl

LG AR 55 ik 55 b

639,689.60,

AW UM BAR AR STE

Zz | Z|r | X |«

KA IAEEAN > 3 i #

6,830,724.59




VRS R M AZ 5 BT TRGRIR B F- 43 Bk & 2017 4R35 3 TRk

JE R ARSS  ABFERI I Al R 55l

#E

TPAMM2TAE

B AN R 4

»mw | |O |1 |0

prea 760,241.04 0.97

& 75,188,438.71 96.07

5. 2. 2iR E IR AT W REVB B R R MERRAE
AN e AR R R R I IV BB £ 58 SR
5.3 MEWIRIZA RMHE G HEFT™1#E LLFIR/NHEF IR+ 2 B R R 40

B oA 4 B

Fa | B i EE AR HE() | ARUMEGD)
THE ELB (%)
1 601012 % 2 By 45,506 1,341,061.82 1.71
2 600884 A2 Iy 50,072 1,207,736.64 1.54
3 002340 MR 137,746 1,192,880.36 1.52
4 300274 RH ¢ Ha i 68,060 1,145,449.80 1.46
5 002056 1 ) 2R M 102,938 1,119,965.44 1.43
6 002366 B H 35,436 1,004,256.24 1.28
7 002080 Wb R 42,133 998,552.10 1.28
8 300317 oAt i 1y 51,485 987,482.30 1.26
9 300355 FEAR 76,340 985,549.40 1.26
10 002594 Eb V.3 14,102 963,166.60 1.23

5.4 MEMIREFRF MM RNGFBREAE
AIE A IR ARFFA 557
5.5 REHIREA M E HEE T H#E HLFI/NHE P HIET L4 s B B B4
AFE A IR ARFFA 557
5.6 REHIREA RME SEET ™ HE I P RIET 4 B SCRRES
BB A
ARSI AR IR AR FFAT B SCHRFUE SR
5.7 MEWIRELA RMME 5B ST 1#E FIR/ D HEF TR L4 SR H R Y
|
AIE AW G RARFFAT St 2R -
5.8 MEHIRIZA RME 5 G T3 E E B RN HEF B R 42 BUES 3 B 48
AT A IR ARFFABGIE -




VRS R M AZ 5 BT TRGRIR B F- 43 Bk & 2017 4R35 3 TRk

5.9 MEMRAESIHENIBIRII RIS B
(1) AREEE AW IR KRR B4R 2
(2) RIEG AW N ARIAT R IHI L 5 o
5. 1055 HR A 6 1 55 11 H R 2 2 5 1B L B
(1) RIEG AW AR RRTEA E 6
(2) ARFEEAMAE WA AR IEAT H G2 5 .
5.11 BBEAEREME
5.11. 1 ARFEGHFEMIATT 2 UEFF I K AT FARLEARIR & AN A I 8 50T
SEZEAE, BERS g H AT — N Z B AT AT
B. 11, 2 4R 4% JHH Y AT G 40 B 1 T 144 I A HH 3 4 5 ) L 1 48 B R S I
5.11. 3 HAh&TUHEF=HI &

P ey i EA (L)

1 A7 RAIE < 112,845.88
2 I CIEZ7 9 Bk 391,138.68
3 JS2USC IR

4 MLV @IDS) 655.02

5 o2 AT FR K

6 FoAt SR

7 R B 74,193.95
8 HoAth
9 &1t 578,833.53

5. 11. 4R & HIRFFH KL TH BRI W #5257 B 40
ARSI AR IR AR RFAT AL T H BOYI  e Hefoi 57
5. 11. 5iR & HIARFT 42 B R P AR RE Z R B ALK B
AT G AR IR AT+ 2 ISR AR TUE A2 BR G DL o

§6 JTFBAEEHFR

Bf: An

10




VRS R M AZ 5 BT TRGRIR B F- 43 Bk & 2017 4R35 3 TRk

AR AT < L A 80,071,654.00
AR AR 4 L FR D 4 A0 17,400,000.00
Ue AR e < DB ] 47 0 23,400,000.00
ARG HAHE SR 5 AR B 7 A

AR SR I < 3 AU A 74,071,654.00

§7 ESBBEANZHEAERSREALESERL

71 ZEEBENZRABEARERREES 5 A
AN, BeEEAAAAEBHBEA RS G . IBe e LsE At
BT DL

§8 #HAXMHFEXR

8.1 HEXMHHER
(=) R ENIE B e T R HR IR R = VA8 5y BT TS AR OIE S5 4% 1 B 4 5%
Cpas
(D (T RHERR LA 5 BT I 0B O 5 44 5 i 4 B 4 A [l )
(=D (T RAEFMR =LA 5 B i O 5 1 0 i 4
QUDRFRE - IS
(T FEH NS TR B
(7)) FEEHRE NS A E B R
8.2 FRIHM R
JUIN TR X E W ORTE AR 15 ORA E Br) 3 e 55 31-33 #%
8.3 EFHARA
LA i EyE TAEH 8:30-11:30, 13:30-17:00. %% & Al fu#k
BB, AT AR S B
2.k A ). FE 4 EE AMAE:  http:/Awww.gffunds.com.cn.
BRE W ARG BB, AT HARSEENTRESEEGR AR, &
) HL 1% 95105828 B¢ 020-83936999, =& HiLFEfH:: services@gf-funds.com.cn.

:[

11




VRS R M AZ 5 BT TRGRIR B F- 43 Bk & 2017 4R35 3 TRk

JTREGEEARAF
—O—t#E+A=+tH

12



