=Enns

BOSERA FUNDS

S

IR T RS
2017 F£F 4 =FHRE
2017 4 12 H 31 H

ZeBEN: ENESEEFRAF
EEREAN: XARITRHARAR
wmEXHAH: —O—/\FE—H=1H



S| EHE S

BOSERA FUNDS [ X B DT T T I > 2017 4R 58 4 Rk

|T'||'.l

§1 HERF

SN E 2 SOE RIS TR A AE B RIC . R FIERMRREE KSR, IF

o e PN AR B . TR N SR B AR AN ) R A AT

HEFEE N OO BT R A IR A A IRE A RS A FRE, T 2018 41 7 19 HERK T A&
(I S5 48R R IAIR R HEMEENE, RIEERNEAEERRICER. R R
KB -

BB B N R U DLBCSRAE A B iR St i SR A B R IS B G 7, (AANRIIE SR & — @ B

FE MRS RR AR LRI BTTH K, Bt 7E A 40T D 5 B A2 b s A 5
SAESE SV IR S

AR W 55 BORER Z

AfEIHE 2017 410 1 B 12 7 31 Hik.

§2 H& ML

ﬁ@% TR R T

& FAHY 004060
ﬁ%ﬁ@ 004060
R4 EE LT
BEE&AFEMH 2016 £ 12 H 21 H

A 3R I 4 4 A A 6,489,353,602.11 {4
TEEH R A A, PREFF RS MR . 15 SeB Bk 4%

B H R 32 4.
P S T e S T T R T R AT

&P EB S IR R A TR TS T, et et
b &7 FL R E A I AR (BS) -
ARG AB TR, AUETF BB & (RS i A, AU X

P R R U 25 2 T I A G T I A 2 0
eIy T 5 S T A T
USTEyy Sl B TR IR A T
§3 FEWMSHBIFNESIFERIR
3.1 FEUEHER

AL NIRRT
| F 4 b | AR (2017 46 10 A 1 H-2017 4 12 A 31 FD |

1



ElENEs

= BOSERA FUNDS TN 54 2017 R4 4 ZEEWRE
1A O S B s 101,943,332.61
2 AR 101,943,332.61
3R IS T 6,489,353,602.11

A OSBGaE fRR S A R RN . BBl . AR O &2 e EAZzh e ) 0
BRARSC 2% T HORA, AR A s Bl as n_ A A e shiias, T iRmmisie
RIAFER AVERZS, Pk, A S a2 sh I as %, A S as AN A A i G B0 45

3.2 HeFERI

3.2.1 AREHESHBFERE R RIS FFLS AR R 1t

e | B |y p e | EBECECE
e e R it
e PEREE | gy | WHHBE ki | 00 | 0@
HE=1H 1. 0984% 0. 0007% 0. 0894% 0. 0000% 1. 0090% 0. 0007%

3.2.2 BEESARAHUR &R THHERRRRZ LS RS SR R 2R
ia]aa

| —ERmsmA AT  —— ERkEE |

5. 00%

4. 00% el

2. 00% /

0. 00%

o S0, S, S0 S o S e S0 S, S0
14 7041 7054 70674 707, Togy d Tognd Tidg A T1igd 71z

g, A0 2 20 = S0 o I
1123, 7ty 1g 027270, 51 I3 ) s 1204

Py

e AREAEFT 2016 4 12 A 21 A4 HBARERESEFRNE, BESERERZ
HiE 6 N H AL SRR A G IR G ARG GRS+ &0 () RERHE" A RLAE. &
B O A RN B I i B LIRS i e B R 20

§4 BEAMREG

41 EEZE (RESZH/PH) i

ATAR FE 4 (1) 2 4 42 T T PR WEFF
il L \ i H
G W IR H # BT H éég Vi

2008 A - 71 A e
NAEY PN B =gk
BRAT, DT e U s it
R EELFHIHE., 1H
I R ER Al i i e i 4 19
& Al i i gr ik 4. 19

AR KR

i
by
HN
e

2016-12-21 2017-12-29 9.5




S| EHE S

BOSERA FUNDS

r"||J

[ X B DT T T I > 2017 4R 58 4 Rk

ﬂ%%ﬁ#ﬁ ﬁ
ﬁ ﬁ%ﬁ%%
B, Wﬁﬁﬁ%ﬁﬁﬁm
7 3 A I XU 48 5 15
Eae SN AR T
kg, R RAGR A
NR AT R R e S
VI SRR A I A
+ T SR A6 i A
v T R e Al i g 2k
NR LNV S R e S
TR o 2 40 fo i I ik
TR I S e A 5 it o ik
N TN PAS SR Sl
ﬁﬁgﬁﬁ%ﬁ%ﬁA
T o I Al o e i
TR e AN Al 5 5 7 2k < )
WA,

ww@wwwww

I

2017-12-29

9.5

2004 FHCAEE T
WARATAE R S HEE .
2008 NN TR 2 4
HARAR, TR
Gy s [ 2 U T AT
TR ERI 30 KAt 4.
TR % % SR — 4 5 1T
e AR L =D=F i
EWI AR 4 T
KA #7555 4
TR R RS 6% T 4
T PRIE S B8 T ETF 2k 4.
T 2 g A 4 1R
Pk alifi R 4. %
18 N H E IS
Heg. W REAf R
&, Wl —F eIt

G4, I AR A 5
#%%M% Z I, AT
fi] 5 AL 2 AL FS N 4 HE A
Pt ) s S ) e 5
18 ™ H i 27
(LOF) #:4:. T HH
o0 0 BT (5 5 RLUE SR R
B4, HREERT
DEEZE: S L N B &
RiniEg. MR

& BB
RNFHBEIEE . %
1 18 /N H e it 4




I

S| EHE S

— BOSERA FUNDS T TR A4 2017 4R58 4 FFERG

Fﬂ

T A R Al 5 i 0 i
2 el TR S L)
ZlE 18 M HEIfiEEE.
[ GaE T M. T
Zal R E . 18
&G M. ME
WAIIE SN T SR
i, T TR
T LM,

e ERAERIE . B H AR TS AR G PR SN AR S FIRS o RS ALk i) S
MAT 2 GIEZRAL AN 5 B BT MED AR ILE -

4.2 EENNREH W AR SBERIT R BB

FEAMRE N, ARG EHNHEENE T P NI EIESF R R GE) S L A ISt 40
W ARSI gk 5 R AN A AR I E I RE , AR SEE . B 50, BUE T, BUE
TAESHE N BAIE 3 G0, AR A ABORR M . RSN, SEERBEBEA &
ARBAIE S S FRIMAE, BOABRFEREERA AN R KT,

4.3 AR GEIULH

4.3.1 AFZ 5 H ERBATE R

WHEWIN, AESEHNKIMIT T GEHRRESEEAT AP SHHERTEL) MAF
IS B2 P58 S AR

4.3.2 RER BT NNET
WS N R RINAR S FERTEZHIT N

4.4 5PN ESB R RIENZIEDHT

2017 4 PU 7= 22 e KL AT AR I T 3 16 = 2R B2 Fr U 1 HH IO B ) FATIE R, SERBRZR DT 42 il
KO M s G GG K Ak SRR R R I . B = N, BB R AR R, Tish
PERE (A RSP A A . BARDYZR IR TN B8 M BOR R KRR T A U, H2 AT RIR R 23 43
Sk B ET R B AR AT R B M U B I MAAESR L, R R B ATAT I 4k S . iiast i
FEE R, ARG IR TR E TR 3. 6% FAT A 3.90%, 4 EFFA
4.18% FATH 4. 87%, i rik®] 4. 94%, AT 70bp. MIBEUGESHAKE, HHUAIM EEECT L 0. 87%.

LM, 10 HARTFAGRATHEAT 2 > SRR [l W51 1) T 37 3R L sh PSR B2 RIS b £ R
RR MWL), 2R AT — B UCRIE ATT AT “ Bl BR8], BIagefFiie
I IR 9B SERATES SEFRME A FUR e, 2EN 10 A4 BUS FDVAF R AT AR — 3 BT, &

4



ElENEs

IE= BOSERA FUNDS [ X B DT T T I > 2017 4R 58 4 Rk

12 A AR BAR 84T 3 A H HARRAE L RATFIZE G0 R 5. 40%0 7 S2Brm . [RIN AEAR R R 52 T

12 H AARAT 0] 40 2 [ g e A2 R 26 0 B R 4FE B o DU 2R B8 4 R 3R b AR PR B gk 482 B AT, 1
7 S TA) ARAT TR 5 25 5 411 2RI ROOL 1 ROOT AP ¥R 2P 35948 43 70 2y 2. T9%F1 3. 51%, HHi=
ZEJEFIAME 2. 0% 3. 30%AHEE, 73l 47 9bp AT 21bp.,

JEH 2018 4 —F [, FATWAELTFERAMBRMR AL R PRIE R T, SMFATHRE
K EEE T, PR MBOREE R ELE, BB g 50T . X1 5 5w 5 3 s)
IR 5, AT T 12 AR G R e 7 5 <l P 2 P 2 2000t i mp BRI e SROGS B8 < 1 v oK
1R)ESa

AT SRR B2 T T R 3 e 3 R 25 S 5 RO RE (] 755K, A B HEL S B IR 2 A1,
A A 5% T 7 37 P 35 e ) T K 778 BARAT Ak M AL AF B0, JF AT MATAT A, WA S BUS
T BRI BB AR .

4.5 REWHNESHILSERI

A 2017 4F 12 A 31 H, AR EHESMHAEILEEZE N 1. 0984%, [FHAMY S 3L #E i 75 2%
0. 0894%.

4.6 MEWARESHE ANBBEST = FERE N
.

§5 BEHEMRE

5.1 REFARZEHTHEHEN

- pr s — R IsS duat
55 i H &8 (7T) 15 (%)
1| [FEyas st 1,841,138,494.85 28.36
Hrep: fiid 1,841,138,494.85 28.36
T SCRFUE SR - -
2 | ENREERT 99,950,389.93 1.54
Forpe SEWT R 1 SN IR 5 4 il 5%
F
3 | RATH MG R & &6 4,502,976,250.41 69.36
4 | HAbK B ™ 47,829,869.34 0.74
5 | &if 6,491,895,004.53 100.00




ElENEs

iE= BOSERA FUNDS I M B M A4 2017 450 4 FERE
5.2 5 AR BB E 5
P55 TiH AR B EHE I EL B (%)
| | IR B A B AR 0.45
b K aIn] i g -
7= p o
5 i R 57 o M R B2 AR 0
Forpre Sl g i 5%

T 1R TP T WA S 2 0 e L EC DT 2 01 P52 5 T A
E A=A ORI SO =

i35 TE E 38 R AL I P15 (ALY 20% B 0

FEARAR A S A A B2 T 17 3788 < i o I R 1 % < AR AR B 98 77 4L FKT 20%

5.3 ZEEREHETFHRAKWIR
5.3.1 BHRAGFHRKPIREARELRL

i H RE
A IR B S ST AR IR 57
T A S BT AL ST R AR PR B 104
5 I N B A ST SRR R S IR E 57

REFARRH G FIRAKYREL 120 RIEL R
ARH AR T IR BT R AR IR I 120 KA DL«

5.3.2 WEHIREEH G FIIFR R IIBR 20 Lol
- o T FHIBR B ™= RS T = | SRR R A B A
s TR Ml () Ml (%)
1 |30 KUAH 23.27
o ol A7 oS
397 RIIFBIF) 2 A
2 |30K (%) —60 K 32.41
Hrp: FIRfrEEE
397 K IIF BN % A5
3 [60K (&) —90 K 36.70
Hrp: FIRAFSEL
397 RIITBIF) 2 A5
4 |90k (%) —120 K
Hrp: FIpfrEEE
397 K IIF B A5
5 151? (&) —397 k& 6.93
o ol A7 8 S
397 RIIFBNH] % fit
=aah 99.30




ElENEs

iE= BOSERA FUNDS

[N % ke B

M4 2017 5 4 RS

5.4 REPABTAGTIIRRIFENE 240 XL
ACHE AR I B PR ARAF GRS 240 KI5

5.5 MEWREBIF B RIOFREAS

55 R FF b PR AR (L) i 38 4 BT P VR E E AP (%)
1 | ExRfGiF -
2| ST - -
3 | &Rl 849,542,633.97 13.09
Hrp: BURME SR 849,542,633.97 13.09
4 | DR - -
5 | ek FEIAEE S
6 | HHIEYE - -
7 EINIZa:S 991,595,860.88 15.28
8 | Hiih - -
9 | &if 1,841,138,494.85 28.37
10 Tl A7 LIS 397 RN
ez ES e
5.6 MEHIRIEMER A GEES T = IR /MNER IR0 +B MR R A
= e et % 4 H ST MARMA OO | PEEL
() Bl (%)
1 111714257 17 LI HRAT 10,000,000 991,595,860.88 15.28
CD257
2 170207 17 EJT 07 3,000,000 299,701,936.71 4.62
3 170203 17 EJT 03 2,500,000 249,945,686.46 3.85
4 170301 17 3 o1 1,500,000 149,973,618.68 2.31
5 170410 17 &% 10 1,500,000 149,921,392.12 2.31
5.7 “BUF M 5 “PEREAEL” HENESE=IFENIRE
IiH i 25 15 0L
i 75 3 P9 O 28 5 ) 4 XHELTE 0.25(755)-0.5% 8] 1 05 0 X
1 3 P s 5 58 ) St e AL 0.0550%
i 5 T PN O 25 5 1) B AL -0.0871%
5 BA P A A E Al 25 555 B 4000 AR I 187 57 34 0.0404%

T ERP mBE O MRYER T A A TR H AR5
7 3 A 00 2 ) £ XHELIA 3]0, 25% 00 B B

A A AR B T T 3 2 < 7 A 8 E 4 (B AR I 0. 25%.
R 8 A TE A 25 F) 2 HELIA 30, 5% 17 1 B

A A 3 PN AR B T T 372 < L 8 P PR A X HELR B I 0. 5%

7




ElENEs

E= BOSERA FUNDS OIS S T 1 9 > 2017 455 4 TP T4
5.8 MEIRIEA SRYME 5 ZE ST E LB/ RS BRI T8 B SRR R R
R

I G AR WIRARFFA 5™ SCHRALESR .

5.9 BRHA IS ME

5.9.1 E& M IFEEU A
AR RHPERAVET, RIS S LLSE NS TR, 3% S2BRA 5 25 Fe F SN B

534, EHRAIR AR, &HiHRI. ARSRAEEHIHE, FEeKmp s Eing
{545 1. 00 TG,

5.9.2 MEFNEARSBFRI T+ LIEFRRT AR EHRES I VLRAE, SERS
i B —EAZREATER. &1,

5.9.3 H A& IE =1 Bk
55 k4 & Hi(7T)
17 HARIE 4
I YSCIE 95975 K -
ISR S, 47,683,511.65
YL HR T K 146,357.69
HoA SYSGER -
P2
oAb -
8 &t 47,829,869.34
5.9.4 FHAESHE MERFASCFHR IS
B AANMER, 502 M5 A2 8 v R R R %

N[ |WIN |-

§6 TFBAEEHHRS

LA

AR i S SYIATT  <px 47 BL

10,432,833,228.75

I 75 I S R W4

135,946,821.64

e 1 < e B [l 45

4,079,426,448.28

T I S 4 A2

3 5 I AL 10 i

6,489,353,602.11

§7 HEBEANCGHBERREREARERSTZ WA

0 5T P R < BN R e A 3 Y T

PO D[] B SRS AL I O




I

S| EHE S

— BOSERA FUNDS T TR A4 2017 4R58 4 FFERG

ITI

§8 B HE FSRMEMEERFR

8.1 IEMA R —RREFHFESHBHLFIXZIEGEL 20%H1F 5L

ot s B R S S AR I s AREFE L
o | ERERG
R/AS e N
4 | DULBLAE - . o | s
% | = ey by LIEILGE H 473 5 B ] 473 51 ESRERAE »
;JE 20911 1]

[X_[a]
HL 2017-10-
*,] 1| 01~2017-12- 10,354,031,704.78 101,597,435.04 4,020,000,000.00 6,435,629,139.82 99.17%
“ 31

7 R
AN, AL LR B A S @G HOR T 20% 016 DL, 24i%2k e BT
NSRBI, AT RES| K EAURE RT3 A A EAIURE [l T A S i R B, A7AE—5E
RN XU s RExS ELRRIEE [ T AT 2 BEAR A IS, PTREAFAE O A RE R e, L X Fe
BRGNS o B G 20 B 200 T e H B A) L0008 [ i 0 B AT 78 20 fE 25 OF Ui s Ve A 2
1B 20 < R I B0 [P A A A AT PR IRE ] 10 8 < (05 0 A T T M Sk [ A A e 2%
SCA AR XU, AR B (] P 2 < B A AT T AR R R T Py e < B 7 AR B ol A ) 268 < A 1
PR AN
AHE G B B NS 2R 8 LU 20% A0 15 00, ARG & RAHSCLE, %l
FEA AT DAL [ 2 8 BN R AT R i 0 A K&, IR BAT AR E M AH AR
o SIEESMARAT N AT LIRSS B 5 6 B G R AR S BRI H U AT R k. R
BN Z IR S BT AL, 7870 A A B A N s 1SR AR S8 XU
FENIRIGOL T A S A B A 2 e U A R RIS Rl A i), W RE 3 BUAE HL B
(5] J5 AR 4 B P MU 2 78 AN TAE HAKR T 5000 /576, 44 nTRemln e ag E 770, 5 HAh
G EItE LR G FEET.
BEAh, 28— I A AR AT NI 5 < 0 0 2 2808 31 BB 1 A I e A FF) 50% B 45 32 HE 28
B L PR R 0 N AT T R B IS A R e B LA 2 B I 50%I
ATk B PN IR LA 25 A AR AT Gk Sy BT L 1) H O B B e N R

8.2 B EEH REHHAEERE L

I S S B ARA P EA IO AR ESEEAAFZ —. “HERENE” £
ISR A dr o TR PR B AR MR B INME I R I o #UE 2017 4F 12 H 31 H, T4 A
L 192 RIFMaE S, 2 et SRR ESH ELSTILE N MR ES, DA
R, EEBRMEL) 7587 Lot AR, b AElt A SR GRS 2254 LTC AR T, &R
T4 828 AL NIRRT, 2 H RT3 E Bt = BB R KIS AR 2 —, 2 & V= B HTE
ENA R 2N

1. HE&E;

IRYFHTIE SR S R 08, #E 2017 4F 4 oK.




=) RS

== BOSERA FUNDS TN SR Ml A4 2017 558 4 FERE

BERFEE T, FRiEFR S SRR 4 1, A _IF 50BTR. {EAHFIEIE AT 200ETF 445 LR %
EIG K554 30. 41%. 28.81%, [FZEHEA 73 AT 1/8 FIHT 1/6, TS & K 300 5% (A 38)
SELIRIEI KR AT 1/6; R R FRE R, MR iERIT IR % (B) AF URIHE
FEKAR 43, 97%, [FIRIESTHEAET 1/6; IRE MBS, W EBITIIRE (LOF) SHLLIR
FHEIE K ZN 31.96%, [FISRIEEHEA NIRRT 1/6, AT SR A S ELKIF I KRN
27.90%, [FIREESHALERNT 1/4; WA RELER IS, W IMEEK B REEEREG S
LA DSRIFHA I A N 32. 12%, FIZRIESHANM TR0 1/12, 18R BN 3 8 R E R A
TP R BT Al RIEEC B IR & (A 28) JE G A4 DURIHE G 275 0 23. 79%. 24. 01%, [FAIRHE
AT 1/3.

PR, I B ETF (D 28) S SRIFE I K 4. 00%, FEHEA S —.

T, KIAbRHE G IR B R S b, 1 A B A G52 4 LRI E I K RN 3.63%, [FI%
170 REESHHEA T 10, T RIE AL G577 4 4F DRI E G K 05 3. 46%, [FIZEIEEHEZ AT
B 1/10, TS AL W AR G206 i 27 55 S8 IR IFE I KR 80 1/8, [N 22 4l
fiig . W R RA GRS S F DR E KR A AT 1/6; TemEER, MG Htm. Wik
BR B8 A AR DRI K 0 3N 4. 26%. 4. 23%, 7F 227 RFIZRIESHEA A1 5 8 A1 55 11 47,

QDIT JE4 5 1H, TR 22 R IaE £ 7 (QDTT) « 1 7 9022 SR 25 i35 (QDIT) (3E70), A4ELA
SR IGE KR 09 0. 23%. 6. 38%, [FZEHEZ AL TR 2/4.

2. AR

2017 4F 12 H 13 H—12 J3 15 H, HH/RE WEE TR “2017 43R vt 0 22 R i sALig 3) 7
A A E R IR “2017 (REED SEFFRMLEE 2017 “EAbS Midial” 78 LigRE B 21T . T8I
B0y TR CAERE B A SR G N R AR B P TUBLR R A TR

2017 4 12 A 8 H, &SRS LigFERMEHARA RS L0 “WREF g &
“2016-2017 rf [ 5Bk G b7 mBALZEAL U AT, IR S ST SR R R R G S ) d 4
/NI AT

2017 412 A 5 H, dbai@iRBeFIbnt i f b2 £ 7000 “2017 b &l iz B AL i &
MR SRRV AR SRR IS o RIS 4 DAL 7 ) ot R A R AR i AT, AEAR R R R
BT AR

2017 4F 11 H 27 H, HRE 77 #0545 o [ 4 Al S e e Be L 8] £ /0 2017 4 =D
CFAC ' [ &Rl FERAERATE, WIS BRI “F R RIS AR KRR, EE 51

&, X I I 5 = ORISR IR R

10



ElENEs

IE= BOSERA FUNDS TR MR B T T35 R4 2017 455 4 AR,
2017 E 11 24 H, t GOV &) S0 “H T Tm B & s i 7 PG i i
FEGRYIZEAT I 2R B A8 W &+ TR AR ) K ——31 B B B L
2017 £ 10 H 19 H, ANEZE Gt a4t 2017 SF 55 =Z=FEARAT R AR T T i ks B i 44 . 18
G AR A A RN “BOriImis iR 5" .

§9 HENXMHFAR

9.1 FEXMFEX

9. L1 o IR Sttt IS M A O T i 378 G e ST (1 S0

9. 1.2 (S XaETL Mzt &2 5 1H)

9. 1.3 (HHIN AT M 73 & 30E Ph0)

9. 1.4 BB NL S B ALAE . B A A 7 B

9. 1. 5 A I P IR X B B T T 3 2 e 1 e P 25 T2 35 1) SR

9.2 TEHGH A

HEEHN, EEIEE N4

9.3 & HR

PG AR E VIR 8] S B A ), ) 42 A 97 ) S A
BRE ARG BUA LN, TEENARESEFT AN LS EHERAR
TR —4@: 95105568 (HKigif#h)

BNEEEEFGRAR
—O0—/)\E—H=+H

11



