IR RS HIE TR EE

2017 =

—
=N
f—a

542

=R

2017 £ 12 A 31 H

HEFHEAN: RENBEESEEFRAF
EETEN: LEBRARBRITBROERAT
MEXHHME: 201841 H 22 H



RA IS £ 107 2017 4E58 4 PR

§1 HERR

HSE N E S LEF LA S R R ARG, R SRR B E R,
FEXF LA R LS RN S R M AR AN I B T AT

BEIEE NHRBAT RO AR AFREAEE S FME, T 20184 1 19 HE& T A#HKE
I S AR AR R A G EENE, REEZNEMAEERICHE. R FHERRE
# L KIB.

G A R OSSR S 0 S N A A PR 5, (HRNRAEE & — e A

HE AN SO AR AR RE I BB AR, FBEHFEAE B SR B LA 40 B i A
2 SAINEEE VLR

AAR s I 55 BORER A H it

AAREHIE 2017 4F 10 A 1 HAZE 2017 48 12 H 28 H il

§2 B& AN

B fRIAK

RANIRF 7

I A TR

RANIRF 7

3 B

004644

U LNE]

004644

HaiafElr sk

R GC

R A FAENH

20178 H 23 H

T IR A B

31,103. 11 fr

B H br

AIE LG H RISl etk i
PR R XU A b, s A 3
BOEH, BRI, 1 SeBELST L
BRI B I -

AREEHAT “H LM R M CH TR Mg
M s AR E BB S, RAIME %, £
IR, BE . BE B A W
2 S WK =g iU B3 il o = W TR : P eI PSS
BRGNS H AR A RS
MR E ARSI E: FN, R “A ML /)
PR, BT MTE S sl XU
BERK AR W23 FKCF L BUOKT-45 R 3 2Lt L
B B BRI IR, TR R E Y e SR e TR
bz RN, WRIERETIZEEMHRK R,
RO He e RN I, AR ERE ™
S 5IEETI A, DA SR A 6 587 AU TRA g
71

Mk & Lk i

i R 4R fe Bl %

RS W s 45 Ak

AIEGNGIFMEE, B TR RSP

20 13 W




RA IS £ 107 2017 4E58 4 PR

AR AURE R, L TUHA XU 5 T 2 o T 1R TR T
Y4, IKTIREGHE S EERI R4,
BN RANRIE S EFH R A A
HEETLEN AR R R ARAT IR A PR A 7
T o i Fe 4 1 R 4 TR AR RAENREZFEGFHF A RAENREZFEGiF C
NEHFEE ALY 004644 004645
5 WK T I8 4 35 4 i A A 0. 00 {4 31,103. 11 f
§ 3 FEWME I NESHERI
3.1 EEMEHRR
Az NRMt
F 55 Feb WER (2007F 10 H1H — 20174 12 A28 H )
RAMMERZFEFT A RAMREZEFEFF C
1. A smilas - 25, 406. 89
2. AHEAF)E - 25, 406. 89
3. BT 15 3 4 A AUA JA R 31 - 0.0159
4. WRFEE T3 E - 35, 323. 48
5. PRI AHE - 1.1357
E: QTR GHEA A EIERRA NNWEAS 53 & R8T, N3 G SEBRIEE KT 2%
TR

QAT LI R RIS AR EMON . Bl AN RS A Rt B2 sh I ) FIBRAHSE
PSR AREL, AR A A O SE IR B A 2 fepi 18 22 B i

@AKES: A BHHT 2017 4F 9 7 26 H AR NI, FUSIIATES =3 E . RIS
FENE.

@OAFEE M RJRIEEH N 2017 42 12 A 28 H CRIE AR, H 2017 4 12 A 29 HE#ENIG
.

3.2 ZEHERN

3.2.1 ARG HE S B ER KR KIS R ST B A o 2 1 H

A I (2% A
- IR | AR | SHBIE | G | -
et 20 | wwzo | whaxe | sxmeze | 09 | ©70
10. 1-12. 28 0. 00% 0. 00% -1.21% 0. 06% 1.21% =0. 06%

3 13 W



RA IS £ 107 2017 4E58 4 PR

RAMIREEF 7 C

- AWK | SEMKE | WAEIE | WotBEm | ~
i %0 | HREO | mlaxe | axkeze | O | @@

10. 1-12. 28 13.23% 0. 68% -1.21% 0. 06% 14. 44% 0. 62%

e g = R 2R A i Holioan &

3.2.2 BEESHFAEMURES RIHHEHKRRD KIS FRHNLS R A AR &

AR EL

FAE IR 35 = 4 7 AR - 03 A0 2R 1f?¥'f1;}l'é‘!t€.#liﬁ (] S Ml £ b A i o ek 38 19 B Sk
ST L E

2017-00-28 { -
L T R e T
017-11-03 { |---=-1--
2017-12-15{ p----4- 7

=+
2
i)
2
-
—
]

2017-08-23
2017-08-29

2
2
20
2
2
20
2
2
2
2
20
2
2
2

—— FRLEG I R i T AR e G TP R e e — BRI ER L i Al S b R B vl i

5%;
ESN
b=l
H
(%
b=l



RA IS £ 107 2017 4E58 4 PR

AR RS F i Frc R & Oy il 5 if'?ﬁ?'-flé}i'é‘!-téiiﬁli:-j (] JU ol 233 bl o kv i i 2 110 I sk
H AT L

1.48%

0.00%

-1.48%

17-09-16 A -~

i
o
)
2
-
—
)

017-09-04 |-
017-08-10 [

2017-08-23
2017-08-29

2
2
20
2
2
20
2
2
2
20
2
2
2

[ Pt G 7 B LR LI o — G SR T R s e B S i |
e AFEEEFT 2017 48 H 23 HAXN, ARGE Y VERESEFRAELHEN 6 MH. Bz
BWEIR, BOEHIRER . AHE A FMET 2017 459 A 256 HAMRA AR, F iz
1A R THAEIG A A 15 RSV S L A v WA 2 3 1) g S 35ox Ll B8 e v S 180 o8 1 3k < TR A
R 2017 49 F 25 Hib. AT 2017 4 12 A 29 H#ENFFAL, HtiaiafEHoy 2017
F12 A 28 H.

§4 BEARSE

4.1 BG2E (RESLE/NA) FHin

RIS TS AR | ol |
I = )
A B Comaw | menm | &R b

N 2017 # 8 e e B NS ER NE 2t T
R &5 A o3 - 10 4 F 2007 £ % 2011 FFAE A TT
i REEHHRAF LS

&
a1
b=l
H
(%
b=l




RA IS £ 107 2017 4E58 4 PR

AR 5 RS, B 2011
5 A& 2013 4E 8 A
EEEEERGIRAF
Lo AR 5 RS, H
2013 4FE 8 H & 2014 4 3 H
T IEE HESE G R
N A B S A
BhE—IR, H 2014 % 3 H
#2016 £ 1 HEETTIEE
R4 T HA R A A A5
S, 2016 4 1 A0
N BRA B 2 4 48 B PR
ANFE, ERESE T,
H 2016 4 4 H &2 45H{TR
A AR PR 4 16 R T T T 3
Fe . RAMEREIEMH
B AR R R S ]
A IR RN 28 57 7 AL IR 97
HHESFHESLT, H 2016
6 H BT RA AL
SR BETHHEERES
23 2016 4 7 H &S
AR 4R 3% & i o7 Bk o5
B E I LA, 2016 £
11 HZESHERAEMRE
R PR 7 RAsE IR BLUE SR
HEHLZH; 2016 4F 12
H &4 AT R A 4R 15 oo
KR MR e &2,
2017 4F 2 AT RA 4R 55
T4l 57 f5t 75 B AIE 95 #% B8 5
SIEAEH; H 2017 £ 7
H &4 AT A In 4R 35 i
fiigr RUE FR e BE B G B &
232017 4 8 HEAHT
AR IR 85 5L i 27 ALIE 77
PRI E . AR fit
FAE R RS ESR
H; 2017 £ 9 HE SR
A N AR 25 2 2l 5t it O ALE
FHRREEESEM, RAE
TN K 8 2 B 5 W BT
fii g7 BUUE Z $ BE I G I &
EZ 3L

e O FRMEIRHE B BT H HAARE AT G5 [7) AR 20 H BAC TS S8 51\ /M R AT 5 H BIES .

#0613 i




RA IS £ 107 2017 4E58 4 PR

@UEFF M SN GIEZR ML R BEREAE FIMNED HIAHRIE »

4.2 B AR E AN ARG IZ/EERTE BRI

AN, HSEH N HEST GEFREEEIE) R GEAEN . EE S E M
HEFFEMLE, AEWEH BRI BN B G 08, 7™ A% i XU (1 AT 52
T NEEHBA NERE R EE. RGN, RSB EBERGEEN, TREEEH P
A ANA AT

4.3 AP HET U

4.3.1 AP35 B RPAT B

AT EREHAT GIEFF R ESEE AR AP HHERFEN) , 58E T AR AL 5,
LY AR N BTSRRI — R Il RS 5T R R EIE S,  [F
BFERBL W, BB S HPAT WIS T E EE A S S AN, TR T AR
RIAFAE G AT IR R

XYWL, AvAH TS RGE TN VFESIET, RS KMAELPITH R, Hil
RGFNIPAT AP Mo, AR PRSI FEBR R A S Z BRI F B R385 .

XT3 Sy, AT EBEATIRITIIA R b 28 5 IR SR AL 5y S AR B e 58 2 (28 5 4 B il
&, PRIESRBEHEHREAFRZ G W T — R, 62 TFRAT S Il EE
PAA R4 SGHATINAE 5y, SR B G R BRAE A 5y B SL A € S IR A B IS A ks Fs e, A
Al AT AR SE . BB o3 T B0 SR 0 AE B & R AT 23T o

AIRE N, AEESEHNATAL 56 RS R TMHAT, REIMAAESE R AT 5 5
R X/

4.3.2 REX BT AT

] PRSP R G 2 (B ) R H R A8 5, A5 1R AT e S A A58 5 AR e ik 1) R
HRIAAE G o ARG N, ARIEEGARKIT R 2 H1E N, AMAETAREHESE5NES
It s FE a0 5] H 19158 5 AT 50/ 1 B 120 B A2 i I i UE 27 24 H S 21K 5% 1 V0L o

4.4 RGN RSB T REAIBIESAT
2017 4 4 P, BWAFORFTRE, APk EAW RS bl 1 IRE R D, i

F7T W13 W



RA IS £ 107 2017 4E58 4 PR

PR AN S I B NIER T U, R TSI, CPT R LLAR IR R AE B
BURKIZKT, PPT AL M S R ORER 7 (20 AR IR ORAFAE LR o BT TBURAKIH ORFF A
e, BArrRcE 7 IEBCRIHEL . B R, B RKRERIRIAR, i
R mRERYE, FRICHRY, BRI, AR R, A5 A
FRME AT . WG EE KRR, 3 2ORIET 1t T2 M2 5 i OE IE DL
BORIIAWTH G o A7 BAFRAE DT NUREEFRIE EAT, 3 S IBR I AAA PRI 1 HRAT 77
B at A EATIR A E] 80Bp, QI A S LLREIHT &
WA AN, A S FORR R EN, 3B DL RIERE G ah Ve oy ERATH B

4.5 |EHNES SR

W2 2017 45 12 A 28 1 CRUGIZIEFD |, AE4 A RO HUFE N 00000 J6, HIAFEHK
S5 0. 00%, AH4r C RN 1. 1357 76, ARG WIS (A (K 2 13, 23%, R
SR H B 35 5 - 1. 21%.

4.6 HEHNES A NBEE LS T ETE A
A1k 2017 FF 12 A 25 H, AREECLES 60 A TAEHEESE P fELT 5000 Hot, K,
HEEH ANPJUEM &I (GEEERF) BT 2017 4F 12 A 29 HENEHERF .

§5 BHEASWE

5.1 REMREER-AGHER

s i H S o) AR B IR (%)

1| B et - -

He: BEE - -

2 | REEHRE - -

e e - -
b, i - -
G UES - -
1| elati - -
ST - -
6 | B S - -
St ST IR S\ O
eV

&
[ee)
b=l
H
(%
b=l




RA IS £ 107 2017 4E58 4 PR

BT RS B4 &A1t 45, 535. 71 99. 89
HAh %= 52. 34 0.11
it 45, 588. 05 100. 00

5.2 EAREAT I R B ER R AE

I ARG R AR A B

5.3 MEWIRIEZ A RME &S F P#E AR/ D HEF IR+ 42 BRI R B 4
A G ARG R ARITFA B

5.4 EMREFRSF BT RORERFH LS
AEE G ARG RARFFA 67 -

5.5 MEWIRIL A SRME 5 BB 7138 HL I R/ HERR BB T4 57 308 A 48
AFE AR WIRARFFA 657

5.6 5 HIRI% A RMME G R ST 3#E BN HRF R4 B SCRRESR IR B
il
ARSI AR T AR RFAT B 7 SRS

5.7 & HIRIE A RMHE G E ST E AR/ M HEF R ET T4 5t &R 803 B4
AREAREMRRFARER.

5.8 & BRI A SOME o5 2 & B8 E LB RN B BT TL48 AGES 3 B 40
AT A WIARRFFABULE

5.9 M EHIRFE ST T K B 5 1B 0L i

5.9.1 A E AR B BUR
AR MARTEIE S A IR TR A R A5 HA R i3 P o ms . LBl PR . (5 EPEEESE, ARESEAS

HEFIN3 5




RA IS £ 107 2017 4E58 4 PR

5.9.2 MEHIRFESTH K B FUH K F Mt A4
AHE AR IR AR A U0

5.9.3 A HA B R SR B IR
B4 AR AR AR E AR5
5.10 HEH SRS MR

5.10.1 AESEFMEHHIEFRRITEAAREE HIBERERLRAE, =N
RSP HT—FNZBIATET. ATTHERE.

5.10.2 FEEREKH +HBREBRFEHE S RME N SEREE.

5.10.3 H AL P

5 4R &8/ )

17 H ORAIE 4 -
ISR 7 52K -
ST A -
SR 52. 34
JSE AT R I 3 -
oA SR _
R 2 _
oA _
it 52.34

3
d

O (0[N [ |O1 || DN+~

5.10.4 HEWRFFH B TREIAR TS 6 HH
AT AR IR ARFFAT A Fe B w] 5 555

5.10.5 M EWAR AT+ BRI IEZ RGO R BB
ARG IRAR A -

5.10.6 BRA S i B Al SO R 4
M0 AR, I A5 S B 8] 7T REAFAE R 2%

010 7 13 W



RA IS £ 107 2017 4E58 4 PR

§ 6 THHAEEHHE

VAR
i H RAMIRIEFE T A RAMIREE 7 C

T ST < 0 AL A

10, 969, 529. 94

5 ST 8] i <5 5 R DI 3 0

I - i o ST 1) i < L B ] 7 6

10, 938, 426. 83

7 S TR s < R o A2 B . (G
UL "5

e B AR I 4 A0 B A0 - 31,103. 11
§7 ZEBEANGHBEERERELESEMN
71 ZEBEEAFE SRS HHESIFN
S W T B AR AL S B .
72 ZEBEHEANZHBERARERELSEESR ZHHA
e 0 T 5 e 6 AR
§ 8 MMM BEARRKHOHLMEERFS
8.1 HE I B — BN E A E e MR P RIS 20%E0 185
R T m”ﬁgiﬁ -
S
%% FEA S T E ‘
H A 54 7 %
9| e | s 20 gg ig gg oy {ﬁiﬁ
FRI IR 1 ] > e ”
1 20171018720171030 500, 450. 00 0. 00 | 500, 450. 00 0. 00 0. 00%
2 20171018720171206 500, 125. 00 0. 00 | 500, 125. 00 0. 00 0. 00%
N 3 20171207720171227 100, 025. 00 0. 00 | 100, 025. 00 0. 00 0. 00%
4 20171026720171204 400, 100. 00 0. 00 | 400, 100. 00 0. 00 0. 00%

%11 1 13 T




RA IS £ 107 2017 4E58 4 PR

77 b REAT U

L RZBE[R] AR

AT L G R H PR P — B R R E S AL )0k B BER R R S AL A 20%, DU THI G A
F I fE G, FTRE S

(1) FEETEHT A N TR IR W 5 7= T DALY, Al Re =R L & A R A, FEULE)
PR s T SRR 2 0 40 L A9 s 1 BGEE I i A7 A A0 1Y) 20% ) B — B 8 3 R AURE [m] 5| ke B0
W], BE 4 N AT RERRYE (R E&E TR B2 5E e 3o L B ], an s 2 M H L E (f
A RAEBEBERE, EEEEARRE (EEAF) ML e EE 2L MR HE, X
ARG B [ 70 B 3 R 5

(2) & E AP P EIES: DN AT IE S B P 4 75 2, I A) GE A 36 & W= 1 E 2 B AR 52
Wi, 52 4 I8 B s VR AU 28 7K 5

@)lﬁ @ﬁﬁfﬁﬁ@%,il&ﬁﬁﬁkﬂﬁ B, SPECESIE H BRI
(4) BT RBS /N, PR FECH - B 52 MR A BESL I KL 4 6 R 29 7 (% 55 H I A% 55 3k
% 5

(5) KA [A] 5 3 4 BE = R /N, ANBEIE R AP EL M4 F, BRSO AR 4 [R) (1 20 5 T i
ARZILER . R,

24 KA FR I SRS

LR E R, TSR AR B PE & S, SRR E TR IE T 82 DR PR

8.2 WMBRE RN MMERFR

ARG, AEESEBNKA T UL RIGE A

2017411 H 24 H RAENMREFF G RUETR R EEGEHE R, BN E e ik
YA

2017 £ 12 26 H RAINERIE G BEA BR A 7] ¢ T T 3 i B it 52 B BS54

=
>
i

2017412 A 28 H  RTRAMBEFEGHFHIEF TR R SRS S RK I RS =GR

&
>
il

§9 £EXMHEF

9.1 £ABCMHER

9. L1 A FEIE M 2 e B < 5B 1 S0 5
9. 1.2 (RAEMMEFEF G B RIS U )
9. L3 (RAMMBF ORI R R SEEER)




RA IS £ 107 2017 4E58 4 PR

9. 1.4 (RAMREFFGHINEHF BT ESFTLE DO
9. 1. 5 iEHE WA

9. 1. 6 FEEFHI NS TR BRI A R T2,
9. 1.7 FEEFEE NS TR B

9.2 I =
T AR T A B/ B S NFMERT.

9.3 B H R
FeRFEARRESEHN . EESFUE AR prol L 45 PN Wl 4 2% A [ £ & 0. 7RS0T T
ARG, FOE AR A BRI TE) Py B2 B SO R B e B R BN

RAEMBESEHGRA A
201841 H 22 H

b
&
=
o
@
p=|



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的国债期货交易情况说明
	5.10 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


