EEFZRBREETHHES

2018 5E5F 1 2

=R

20184 3 H 31 H

HEBFHN: BEZEEESEETEFRAA
HEFTEN: | RBITRBERAH
WREXHHER: 201844 A 20 H



A ZREROT T 2018 5 1 FEMRE

§1 EERR

B NI H F 0 JE BORIEARIR S Tl R R B RICE R T IEMRR
o B KR, JERT LA B S L AR AN S B R AN B B T AT

BEEREN KRITRM AR A AREAES SR E, T 201844 19 H
ST ARSI S He bR R R ASIESEANR, RIEE A RATE
TERBRICHE. 1RSI B RSN .

SR PNR U LOSAE L S0 57 1 SR V8 R B A 57, (HANVRIIE
e EmA,

HE MRS ARB IR R EZI . R E R, B e B st
AT i A B 4 R B UL R

AR I S R RLR G

AREHIA 2018 4F 1 H 1 Hig® 3 A 31 Hik.

§2 BEF= RN

FE 4 TR H A2 R &k attm
oy A 001931
S (YN LRI
N Cilecy Ve | 2015 4£ 10 A 21 H
WA AR S AU E | 8, 352, 329, 931. 83 1
W b TE PR A2 ] RS AN 45 8 = By L Bl 1k O Bt b, G 3RAS R
B a8 IO YA CIE -3
RIS AR AR AN ZE R A TFEH . RHBURAILEA.
B T3 % SRR IR b, 2 A A R 26 7 35 5 0 2 26 it 248
) tiEay, HLEEHBEFRT MM atE . sl RAE,
X4 T PR A A AT R A
kg L s v HIAFEFRE (BB .
AEEE NS, RUEFFR RS TSRS . AR
AU Wi 2 R AT RPN o R 2L N i A B 5 O e e it B Sy I (i B Sl
FEEE AN 7 2 R A E AR A A
EE&EEAN 7 IRAAT e A A R 2 A

§3 EEM SNBSS AR

3.1 FEMSHER



B F AR T 2018 5 1 FHHE

fr: NRMIT

LB SRR

WA (201841 H1H — 201843 A31H )

1. A E Bl et

59, 909, 905. 72

2. AR

59, 909, 905. 72

3. WIRE B A

8, 352, 329, 931. 83

A SEH a FR 2 A RSN . $eBtlias . HphloN OINVE A e E A2 i) 40
BrRAH S SR AE ARAT, AIAE A s iiieas in EAS A e E AR shikat, it miis st
SRR EATALSL, ik, 2~ R ERS A%, A O SC B A AS I (1 S A0AR <5

3.2 B HFHERI
3.2.1 ARG I S Oy A an 2 K 5 R Al 5 R Wi o 2R Y LU A

\ Qﬁ 25 LY
Bl | s | e | L RO

BBt W EREE | O-G @-®@

O HEZQ | HElREERG) @

HE=AH | 1.0533% 0. 0004% 0. 0863% 0. 0000% 0. 9670% 0. 0004%

3.2.2 BEE&EFAERLRE S RTHHMEW R RS 5 RS R AR &

RH I

245

| A e gl B 0 B TP 2 G B T iR Ui 2k 3R 5 [ Db 23t b e it i 2 SR ) sk 45 3

ke B

(=] [Ty} [ ]
— ] [ ]

' 1 1 '
=t [ =t [ [ ]
] [} ] [ -—

1 1 ] 1 ' '
[{=] [{=] [ [ [ [ [
— — — -— — -— —
[ ] [} ] [ ] ] [ ] [}
('] o ('] [} ('] [} (] [’}

oo
=
}
-
o
h
=
=
=

— il T L I i R O OB — A D L I i R SR b Kt S R

3 0 k10 ;W




hiz|

HERRAEROTT 2018 5% 1 ZERE

ARIEGIEGEFAERMH 2015 £ 10 H 21 H, #ZRARGHHE -GS FIE, BHEE SRR
Z HE 6 AN A S BB & BT A 2 5 A 50 TRV A SR BR A A R L0 AT
ERCWILE RN S IR B E LRI SR e G RZE. BB 2015 4 10 A 21 HE
2018 4 3 A 31 H.

§4 BEAME

4.1 EE&EZH (HESZLFEND) FHH

AR SRR | B2 LE

I )
(i e 1EER H 3 EALH A i e

WL A . 2002 4F
7 A% 2003 4E 8 [,
{EER T2 MR T b 5 4y
17, TR 5 01
2004 4E 11 &
2008 £ 1 A, {FER
AT AT R &3,
HAEAZ 5 Gt 2008 4F
2 H%& 2013 4F 12 A,

i

L

2015 4F
10 H 21 H

13 4

PR TR stk 4, Tift
LG g,
2013 4E 12 AIMANE#
GRS EHERA A,
PUAT 18 75 22 {7 37 P S
HIE S Mgt 4. H
F R E R T
e, BAEZREER
wmiinise. BE%
REHROE T TS
T B 5 2 AR R B i
MR EHEZH,

VE: ARIRAHINEE S SRR . AL E SGEMTIE 2 GIEZR Al 5 Bk 2
INED IR RIE o
4.2 EENREA L E B /EEN FEE LA

AN, ARG EHNARET QEZFR R |
MW ieReaH) SHEAMREEEMIE, REWLTE. B TR

o4 71 k10 I

(772 Rag it




Bz

HERRAEROTT 2018 5% 1 ZERE

VU R AE AR B R 7, TR A ) KUK (R 6t b, DR S AR A R B KR
fio AWMEHIN, ABEESBIEGESGM, PMAERRIES S FIFEHHES B HREE
NFIZ AT A -
4.3 AP 5T WYL
4.3.1 AP35 ERPAT BN

WEWIN, AESEHNEHEHIAT T GEHR T ESFH AT AP 5 EE
TR AA R R A A GAHCHIE . ARG, ARSI FER R E R A
NVAEGAT N
4.3.2 RELHT AN T

WGP, ARG AR R A B EL S S P AR I R S 4T B
AP G 2 50385 P ATFsE 0 IR B 8158 55 AS U/ IR BRih 22 5 i
IZAE S 1 H S & 5% TE .
4.4 WEHAES BT RIENZEIEMT

2018 4 1 ZEE 1% M T iR 8l 14 52 3 72 W i fH R AN 8% T BUR WA B 52,
TE 7 WL B TR NG (1 [ B B 10 3 2 TE NV 4R T R s P AR e o AT HRAE
IR RTIEYE, A THERERIEER- I R MTisRksh. EW&EErm, BN
Z B BB AR R D R I BRI . WA T, SEEBEB IR, BEEILR
JEJIsRTt, B AT M 2 R B MBCR BT RS R 2. 1 FER M 1Y
FFR AT E, AT 7 B A R IARI R0 3. 21%, (KT 17 45 4 ZRREE(E.
1 ZERERTHA 3 A IABR AAA SR ARAT A7 51— T 3 AT R ZR L HRELE 4. T-4. 8%PfiET,
BEN 3 H B 55 42 [ G MRZONAF B R AT R H KR N AT 2 A%, B8 i 4 Hopth
PP 2 26 A8 R H BRI R AT

1 EREARIL G R BT R, IR, 455 ASEE DI Ml P oy E 1
R, DURRAGRANE. 2t EES: RIERE R R MENAER, &
LA, RGBT REE R RXS T TR sh, B8 4:
AR, SCELT BT A ARG YER B AR, ARSI, s
PRI, AT BIUET LS. QG 22T N T R AR,
4.5 MEHAESHNGRI

AR WIS EIE KR N 1. 0533%, Mgt b AEIRZE R N 0. 0863%.
4.6 MEHANESIFH NREE ST 5 E T UL

%5 7 10 1T



§5 WHRAEMRE

5.1 MEPRESEH-HGHFMR

5 i H &8/ O 5gé%§f%ww
b
1 Ii] 5 WAL s $5E 3,502, 364, 077. 61 41.90
Hp: g7 3,502, 364, 077. 61 41.90
BE 7 CFFUESF - -
2 KNI SRl 920, 021, 020. 03 11.01
Forpre SRR ) SEN IR B
SRR j j
3 | WATHEERAGEE A E AT 3,911, 029, 819. 17 46.79
4 | HAh B~ 24,710, 115. 09 0. 30
5 | &t 8, 358, 125, 031. 90 100. 00
5.2 &SR EIEREFEE ML
s B L G i 5 4 W VR E I L A3
(%)
1 [R5 27 [ e ik % SR 0 64,511, 061. 98 1. 12

b KR i 5

T IR A 7 [0 g i % R

b K ml i

5.3

5.3.1 HEASFHIRRBREARFIL

T AT AR A 055 [ A R 8 AR A0 o 2 < W 7 L D A1 D 75 390 P 5 AR 0
7 EL A 8 BT 2 M
535 1E 6 ) 1) B <5 R A 1 R S B8 7= P EL K 20% UL FA
AN e AR T A 5 L R ) % < AR AR e B8 7 1L 20%.

HERRHAGTFHIRARIR

i H REL
At HIAHE R 4 A T 38 A A PR 107
i WA R 2 AT 3R AR SR A 108
7 1 P 5 8 2 2 R A U PR A A 62

MEHARFAS TR KBRET 120 RIEHEHA
ARG N AT TR SR R A G- FAR IR AT 120 K.

%6 U1 k10 I




B F AR T 2018 5 1 FHHE

5.3.2 REWIRBIH A &P 25 R BFR 2 A0 Lol

: S SR GGV | SRS 41
F—? :Figiﬂé%ﬁﬂlgﬁ {EEI‘JI:EM (%) E{]Hﬁﬂ %)

1 30 KLY 13.48 -

Hob: FATLENRL
307 R IFENFIE M

2 30 K (#)-60 R 13. 44 -

Horh: FIAAE SR
397 KHFSFIE A

3 60 K (%) -90 K 44, 89 -

Horr: AR A7 S
397 K7 B Al A

4 90 K (%) -120 K 6. 39 -

Hrp: FIRAFEIEL
397 R IVF-Bh A A5

5 120 K (%) -397 K (&) 21.57 -

Hrp: FIRAFIIEL
397 K IFBhF 2 A5t

iann 99. 77 -

5.4 MEHARFHS FHRKFEPEL 240 RIFOL U
AR A A B T T I3 B S P R R AR SR AR I 240 KR
5.5 MEWIREMF BRI ROFAFHRAAS

e i WARA B 5g$%§fﬁww
1| Bxfigs - -
2 | RATER - -
3 | &Rz 1,074, 737, 661. 39 12. 87

Hrp: BURMES R 1,074, 737, 661. 39 12. 87

4 | kR - -
5 | AMkaE R - -
6 | FHISE - -
7 [F Y AF HR 2,427,626, 416. 22 29. 07
g | Hidih - -
9 it 3,502, 364, 077. 61 41.93
10 | BRI 397 RIS

ESTe B B

5.6 EHARILMER A G5 FEEF = #E IR/ EEF AT T 2 MR 5 A

5| GBRE ek 4R mifi REA A ) gﬁﬁfif
1 160402 16 <& 02 4,000, 000 | 395, 808, 358. 62 4.74
2 111816063 18 44T CDO63 | 2,000,000 | 198, 427, 962. 69 2.38

7 k10 ;W




hiz|

HERRAEROTT 2018 5% 1 ZERE

3 111820062 18 7R HR4T CDO62 | 2,000,000 | 197, 987, 607. 53 2.37

4 111894047 18 BERUERAT CD112 | 2,000,000 | 195,692, 243. 28 2.34

5 160208 16 [EJT 08 1,800,000 | 177, 546, 656. 38 2.13

6 111711507 17 22847 CD507 | 1,500,000 | 148, 845, 244. 06 1.78

7 111709453 17 J# K847 CD453 | 1,200,000 | 119, 216, 898. 74 1.43

8 140209 14 EFF 09 1,000, 000 | 101, 377, 865. 82 1.21

9 180201 18 [EFF 01 1,000,000 | 99,917,518.91 1. 20

10 111816022 18 _EiFERAT CD022 | 1,000,000 | 99, 775, 693. 52 1. 19
5.7 “BF BN 5 PR RRAE"H B I & B 7= HHE R B

i H e 25 175 10

75 30 P9 O 28 BB R 4 XHELTE 0. 25 () —0. B%[aI i 8 0
i T P O 20 B 1) o e L 0. 0678%
i T P O 20 5 1) AL -0. 0031%
5 AP A A H i 252 1 4 x5 1) 181 5P 3 0.0137%

G AN S B B 4 HEIE 2 0. 25%18 Lt B
AH R BN B B T 5B R AR B 0. 25%.

R HAN IEAW B B R 4L MBS 2] 0. 5% E L Ui
AHR A B P IE f 25 R 2 06HE ARIE F 0. 5%,

5.8 &KL A FOME 5 HE ST FE IR HEF AT+ 42 B SCRAESF B

BA 20
AT AT IR ARFFA B SRR -
5.9 REAGIREHHE

5.9.1 ZEERAMRBRALZI, BN RAZAREFSR, HELRARHFHE
FRNR M 53, ERFKRBRARE, SHITREE. ARERSKHE R

e, EEKEABHEEARR 1. 00 JT.

5.9.2 REMATEERRNET+HIEFRRITEREFRBERIILRAE, RE

WG HA—EAZBIATFET . &5,
5.9.3 HAWB IR

Brs R

EH o)

A7 R

SESCIE S i 5K

2SR S

24, 708, 681. 07

JSZHAT HE K

1,434. 02

Q1 [ | (DN =

Fo b NG




A ZREROT T 2018 5 1 FEMRE

6 | Rt -

7 | HAth _
8 fann 24,710, 115. 09

5.9.4 FRHAGIRE HHERHAR TR I
WY& LR, 3T A5 & T 8] ] REAFAE R 22

§6 FHHAZEEHHRD)
Sl

5 BA R4 3 4 47 A0 A0 3, 596, 852, 366. 65

5 HA 3 a3 4 5 HR 4y 13, 844, 621, 955. 55

5 HA $H e 2 4 e JBE [m] 47 0 9, 089, 144, 390. 37

s A A AR 3 4 1 s A 8, 352, 329, 931. 83

VE: TR TP i e R A B LR PR BE < R B  E T

§7 Z&EEANEHERRERFEAEEI 5 WA

\ Lo () | &% (o)
F5 575 5 5 H EH AR
1 sz ] 201843 H 2 H 498, 249, 37 498, 249, 37 -
2 ORI | 20184E3 H 30 H 6, 676. 27
&1t 504, 925. 64 498, 249. 37
VE: REEH NEHBEA R SREARIES i@ EMYAEET, IR AR 5 H 38 5 #H
B H; RS A2 AR 2, AR SR H Rl e R o S,  FIRA A

Bt AUy AN T P R A

§8 MMHBFEE FSRMHMEERGER

8.1 MEWINE—RREFEE SR LFIER T 20%H1F R

T
8.2 MR EIENHMEESER
T

§9 HEMFEZR



BEZRAEZROTT 2018 F% 1 2 EHE

9.1 FEXMHHER

9.1.1 ENEM At EFH 2R E R T IA 5 & 5 & 341 st
9.1.2 (EHEZRFHROEMIATSEEERGHEER)
9.1.3 (HEAGLREFEHOILTHNLESRESITTE DO
9.1.4 FEEEH NSRRI BT
9.1.5 WM EG 2R FB AT T T ARG TR E AR EHER SN S
9.1.6 H[EIE 23 R I HoAt ST
9.2 FAIOH R
] 75 22 DR F 4 B PR ), Ml G 5T VO X S bR 28 5 e i e p 55 0
25112
9.3 EFRFR
9. 3.1 B A P A2 7] 5 9% 2 7]
9. 3.2 AN T W5 A R L4 A OS5 B www. gsfunds. com. cn
9.3.3 ATARR T RS5 BIGTEH: 4009-258-258

II

EAFRRESEHFRAF
201844 H 20 H

%10 1 310 B



