FEB OB BRERRERIESFREREE

2018 £

—A
=N
o

5 33

=JER G

2018 ¥£ 9 A 30 H

HEFHAN: BLESEHEARAF
HEFLEN: PERITROERAH
WEIXH HHEI: 20184E 10 H 26 H



LML 2018 -5 3 RS

§1 EEHRR

R E N NE S S LEERIEARE IR AR EICE, R PR IR B KR,
F F A AR FL S L R MR T8 B AR AN ) S DT

FEAUE N EIRAT B A PR 2 m AR IE A & S RIPUE, + 2018 £F 10 A 23 H & 1 Ak
T S5 fahs . AR A GG FNA, RIERRNEAFAER B, R PERRR K

HH

pus
E=

lz_/ o

ot

SR VE LSS - B 53 0 SR U AE BEANE TR 87, (EANRAE R & — 2 B A
S 724

HEEREV ST ARIAMREZIL . BB N, BB H AR BB RS AT A2 B 35 A

e IR R

AR HATH B 55 SRR Z H i
AHERAA 2018 4E 7 H 1 HAZ4 2018 4£ 9 H 30 H k.

§ 2 HE& MR

R & TR 5 SR O B 2
e AL 005612

Y (Y L RTF iR
ey Ve R 201842 H 1 H

075 IR I 4 B e 0

7,697, 587, 282. 81 {1

B H bR

ARSI GBI BB T AL SR HS (1 T 2 |, 8 RS AT
Hi B2 N 0 AR BB 257 P SR v R 2

AR LA %0 SE L H5 (1 24 R BEER BV W i 2 e i 2,
E B _EARYE 2 RO e SR RIRAI AR, K 24 w58 R
HUNoy 9 “ TICTE T A e liA . 28 R SR
W RIS EIRER, WEBCEERR A G AR E iR RA

BB SRS T SE SIS 24 7 B AE B R S sE 4 35 DL R st N B
2, REMBIRASE G (K A R B o RIS A 25 Aig i PR E &
TR, BEAE TR A B W 6. RS L
B H A G TR LU o 3 RTINS - XU AN B A5 /K- AR T
AL AR S AL S

s o FHE 800 FRELULZE R X T0%  +E AR B ES 2 X 20%+ £ 45

N&En e 3a AT O 25 X 10%
AT G N ISR TE R 4% B <, LTI UG AN TS 2 v TR A

IS TR R R S MBI R G A SR B BB AR Y
JBESE, R AR A UK R R B PR 05 . B BERR KL Tl
A8 5 RN 22 55 S5 SR AR B 41 11 3 1 AU

HEEHA RS EHARAR

HEFEEA o [ ERAT I A PR 7

Fo2T 4t 11w




LML 2018 -5 3 RS

§3 EEM S MESHERI

3.1 EEM TR

A NRITIT

FEW 5 bR

WA (2018 4E7 A1 H - 201849 A 30 H)

1 AR O Sk 38

-177, 860, 057. 23

2. AWAH

-378, 113, 983. 55

3. AL 35 3 4 B AR HA A3l -0. 0480
4, R EE G T = A 7,089, 103, 439. 44
5. WR I 4 BidE 0.9210

Fe (1) A C LR S AR SN, B HAflN OR & A o E AR Shik
) NBRAHSE TR S B AE,  ABARNE A AW O Se I s n EARHAA i AR s RS s (2) Bk

SV SR bR A BAE R AW EEE 5 3 105 I08R H, TE N ST Sebriias /KT 2R T P 1 4L

Fo
3.2 EEHERI
3. 2.1 AR ERES M BIHEN KR KI5 RS B #E a2 5 BB
N2 R
HHEIE K
HHEEK R WG | Bkl
B B RnEZE O©) @—@
® RO | FhnEzE
@)
@
=4 H -4.82% 1. 26% -3. 06% 1. 08% -1.76% 0. 18%

3.2.2 BEESAFAKURES RIHPEH K IR KHE RS REAE R
R LR

#

3T 117




LML 2018 -5 3 RS

ﬁiﬁ&rbﬁtﬁﬁgﬁiﬂ%ﬁiﬂﬁ¥'—ﬁIﬁﬂﬂﬁ&&%‘r&&ﬁ¥&‘]ﬂi§ti&%ﬁH:

2.50% —
g 0-00% oA ™ P ¥ s v
A 7 N N\
B -2.50% A /NV\‘V““ T o A
W -5.00% : s : W\ AV
£ 7s0% 'SVUAN /L’\//v\q W
:E: 1\ ;\l ¥ \\’ '\\f"
B -10.00% M
I \/ W J
§ -12.50% -
\/V
g -15.00% N\ w\/\\ '4
£ .17.50% \\M\\/[d/\\j M
BR 20.00% \ w
§ 2 8 8 5 § I & 8 8% 8 % 8 5 % 8 3 % 8 &
s 28 % 52232 28§32333Z2§§¢8
[— St R — RihHEREKE|
K. B2 OB I S A R B K2R 5 7 b 57 LB R A i 22 1) 7 s A 400 L I

(2018 -2 H 1 HZE 2018 929 H 30 H)

e ARG EFANH 2018 48 2 A 1 HEMREHIARRDE | 4. LGS FMHEE R
M2)5E, AiEeHEEEFRAERHE 6 AW RG], 645 RN AL S0 4 T 5t L1

HREEE (F2 () REEEA () BERE]D KA KLA5E .

§4 BHAWRE
4,1 B&ZHE (BREESZLHE/NH) fHi
R T HE N ‘
n o i
i s CIREN | BLEm i Ve
S T B
W AR A
e B
AR i
SO VA
AR L
W | AKeienm mwézﬁl - S| A A R
I 5 T AL
FHITAE. 2017 4
8 ARSI
b B A IR 4
2 R
ST
AF4. FsLE | 20184E2 H 1 2012 4E 1 HmA
L e P q SF | o ammy

AT Ik 11T




AL OB RS 2018 FEER 3 R R

3 SR /Nl PR A = N %
& 71 R B E T TR HF 5 R 4% B
REREELEH HEEHTAE.
mimni,h
S
%

d (D ARRE MR IRAR SR E S FAES H: (2) EFFMLRE SGEMTE 2 GEZF
AW ME N R B RS FINED BRI RIE

4. 2 EEANHR G A SBT3 B 0L B

AN, AREGEINHENE T GEFE) . GEFFR ) LS EEM. Gi
TR BEE R ARG IESF R I SR G A ) MEAA E AR RE, AEWLAEH]
YU ST S BN S B 7, AR AR A KU (R 2 Atk D3k AR N BROR B OR
fo ANFEGIBAFE BT GH EREANE & & R IE ML E, TofE R M B A AR 1
THo

N

4.3 PR ZHER Y

4. 3. 1 AP 5 | B RHAT H L

BN, REEEANBIVTIER S GEFRRESEHAF AP HIEEIEL)
NENER TG, FAR R H S LB E B AR AL R, I ERAHREER . 7R
VUM St $5 B8 R ST T 2 A PO 2 I8 5838 58 5y Vi B N 82858 50 [ P 58 5 (AT 4
RS IR FFEERIEORSEE, B IR AT A2 5 IR SEBL; 8 1T RGN T #5507 Gt
T HE MR, A PR E BRI T R A

/

4.3.2 RERZ ST AN EHHHA

WEHIN, ARENARRAESEZG AN S H, 7 H XA 5 5 i) 5
AL Gy & IESR 2 H RS & 1 5%, Gt 5 K, AR MG HANREAR IR R E, 5H
MAE KBRS, AFAER 2 HIEAT N -

4. 4 WME AN ES R BRI AIBIE T

2018 FFE=ZSE, PEM T HAREE TR, M A BRI e 800 5%k 3. 5%, HBIE TR
Bk 4%; FOE WA ARSEH T T, S EFRE 500 FEH0Ek 7. 2%, MSCI B iim ik 2%. i
BN ATE ST 4. 8%, BUMIFEMEL) 1 N E e AR AER AT SRS B3 S MR 2 A RAE =
FEERAE T IR AN, T IR IR EORIRAT . BRI AR, =FERE T —E MR,

o570 4L 11w



LML 2018 -5 3 RS

SRTERESEARE b, = 2R FAF 50 W2 HUER A BRI AR .

SR R 2 B ARSI TT, Rkl R T, P E B B R R R B2
TrRASRIE R AR E 0 B, N2 SRS B BRSO, B BEEKHT SI PUAL TR T
B, BTN 7RG, A B RR 7 A BRI B BrR T R K
Wt 4R i R 25 (P IIAT, IVRIRBL R B LSRR R, PR BRE 70, T
X AR TR AEBOR AR HRCR 7e i 5ErE o« A TR 1 A Jy 4R d oK B — i 3 ) 75 5K g A
], BRI E A RE A SRR 253, I RE B PR IR T A5 0

AHEESET 7T HERT #A, HAREEALE 85% /A4, HAEA VAL E FAEX 4, 17 p
WL RA KA MBI AT . ATAIH I EGEL RS, EPERAE YRI5 IR
A OB R &G ), ST ORI TR R 7 0y, SRR bRk, T AT L i A
A BBk S5 ot TR K R TP BUR .

4.5 MEHAESHK SRR
B A HRAIE S AR 0. 9210 JT; ARG AR S B0HE I K R N4, 82%, k&
B A B v 0 25 8 3. 06%.

4.6 WEHAEERFH ABBRE ST HETRE LY

o
§ 5 BEHAME
5.1 REBIRBEEH=HEHMN

FFe i H & (Ot ) d RS BRI o)

1 B e 5t 6, 081, 535, 275. 36 84.13
Horp B 6, 081, 535, 275. 36 84. 13

2 FEWTE - -
] 5 WAL 2 5 % 109, 605, 712. 00 1. 52
Hr: fizF 109, 605, 712. 00 1. 52

B SCRFIE B B

7%
ikl L gy - -
S RATA R - -
SENIR A 4 ot 7= 600, 000, 000. 00 8. 30
Horre S CLal
(1 % N IR 4 i % - -
F

7 AT AL LA 429, 290, 690. 32 5. 94




BSOS EE 2018 4R 5 3 TR

44t
8 HoAh % 7= 8, 626, 249. 62 0.12
9 &it 7,229, 057, 927. 30 100. 00
VE: ARFEG AR BARTCIE L Y S IE AT S WL T AR s I8 VR 2 S ML 455 P s A

NRMEN 2,422, 388, 896. 29 JG, 2k

SR PEE R ELB N 34, 17%.

5. 2 MEIARLATIL A REBER T A S

5.2. 1 REWARBT VR BRERRAS

AT AT ARME GO o 32 4 B P R A (%)

A Y-S 7 NN QiR 4 - -

B P4 - -

C b4 2, 550, 351, 902. 92 35.98

b B #J7. RA ~ ~
Je KA R R

E A - -
R A EE 288, 377, 915. 76 4.07
ZiEEH. GG

G A~ 121, 785, 787. 00 1.72

H {7 Aol - -

. &R A B B
RS

J Gl 549, 761, 948. 34 7.76
S i =l 85, 438, 840. 50 1.21

L FEL BRI 55 AR 25k - -

y Bl FEANE AR ~ ~
b

\ KFIL RS ~ ~
W E B

0 R RS BB ~ ~
Fopt iR 55l
BE - -
PR TAE - -

R jiﬁt‘ R AR 63, 429, 984. 55 0. 89

S e - -

it 3, 659, 146, 379. 07 51.62

5. 2. 2 MEHRBATW A REBBER R B ER R A S

ATk ARWME Go b S FEIREEE (%)

A Tl 292, 649, 452. 21 4.13

AT H B 333, 634, 331. 63 4.71
%‘E:/\ - -

A TR B




LML 2018 -5 3 RS

S 537, 848, 261. 51 7.59

BT PRtk 315, 680, 457. 47 4. 45

Tk 388, 631, 571. 80 5. 48
5EHA - -

JE AR 189, 033, 639. 64 2.67

55 i 137, 391, 310. 03 1.94

HAE IR 55 - -
G 227,519, 872. 00 3.21
NG - -

it 2, 422, 388, 896. 29 34.17

5. 3 IREHIRILA UHE B EE B ™ BH1E LB/ HEFF BT 48 = R B A

. . . . o 4 B
e | BRERE | KELR HE (B ARME o) BB (%)
1 600887 | fRFIB 1 15, 056, 407 386, 648, 531. 76 5.45
2 600276 | fHIfEEZ 4,852, 737 308, 148, 799. 50 4.35
3 000651 | #%fHL 2% 7,282, 932 292, 773, 866. 40 4.13
4 000963 | HEREZ 6, 869, 412 288, 377, 915. 76 4. 07
5 966 HK | HEAKTF 11, 162, 000 269, 613, 952. 16 3. 80
6 601336 | HrAE{RES 5,295, 157 267, 299, 525. 36 3.77
7 700 HK | fEIRIEAL 800, 000 227,519, 872. 00 3.21
8 002304 | FEI IRy 1, 745, 845 223, 468, 160. 00 3.15
9 600660 | A8 B 3 8, 444, 616 214, 915, 477. 20 3.03
10 002415 | ¥FREEAL 6, 860, 196 197, 162, 033. 04 2.78

5. 4 MEWIRE T AP AR BHFRBTAES

e fi 75 s ARME o) b 3L T IE ] (%)
1 E xR 7 - -
2 %{TZW - -
3 |&EhfizE 109, 605, 712. 00 1.55
Horp: BUOEMEERL6 109, 605, 712. 00 1. 55
4 kfEFE - -
5 |k AR 5 - -
6 |HHIEE - -
7T |ArEfR AT RS 5D - -
8  |[FNkAFH - -
9 |HAth - -
10 |&it 109, 605, 712. 00 1.55
5. 5 EHRIEA AE §EE T F=BE K/ MEF R R L R R 5 A4
FE |t | sk $R () AR Goy  |Toer i
tefsl (%)
1 018005 T 1701 1, 089, 520 109, 605, 712. 00 1.55

o8 4t 11 m




AL OB RS 2018 FEER 3 R R

E: R, ARSI BB 1 565F.

(9]

.6 BRI A FOYME b He S F = #E H B K/ N R P R BT +48 B SCRRESR R
R
AR, AT G RFFAT 7 SCFFIETF

o

T EWIRE A RNE GBS T HE U EI MR IS e R E 4
WMAEHIR, AIRERFFASTER/BLE

[$21

-8 MERIREA SohME G H & B 138 H B R NHR P R B A2 AUIE SR 9 48
AR, AH G REFABUE.

9]

-9 MEBIRA RSB RHIBAR I 5 H L i
AN, ARERSEHBRARNITL S

[$21

10 MERAFZE S TR K EFIHE 5 B0 i 3
W, AR RSEEGHITRZ Y.

9]

11 RBEHEREME

5.11.1
5 I P AR I BB A AT+ A4 RS R AT EMOR BB BT TS SR A, AR i H AT —
FANAREHRENETT AU RAT ERRZ BRI EDT. AT,

5.11.2
AFE AR AT AR R, BOA R R UE A & e B I 2 AR

5. 11. 3 HAlB F=H R

= K e ()

o}
d

7 HRIE 4 4, 445, 863. 35

JOZATIE S5 375 5K -

Mgl 2, 158, 825. 91

IVEAIDSS 2,021, 560. 36

YT K -

Fob NG -

TR -

HoAth -

Nok e ol BN Nerl N B I N R R B N N

&1t 8, 626, 249. 62

5. 11. 4 HEWIRFFH A THRBAN T RS 65 AH

9T o4t 11 m




LML 2018 -5 3 RS

IR, AT GRFRA A TR T e 7

5. 11. 5 SREWIAR AT+ B P AP LTI R R 16 UL A Ui B
AR, AHEET 44 R I AT RUBSZ R L

§ 6 TFRAE SR

B

T I S 0 AR A

8,072, 520, 789. 99

e ST ) e < 5 D0 £ 0

49, 402, 888. 81

9k - ¢ 5 ST ) i < B ] 0

424, 336, 395. 99

I 7 ST 1E) R < R 0 AR SR A (A L7
HID

0 ST A < 4y 01 i B0

7,697, 587, 282. 81

VE = 0 ST ) < F A A A N AR BT, e < O [ 73 BT 5 e it 0

§7 ZEBEANCHERREREARESFN

7.1 REEBAFFHFEESHBRINHER

hL:

A TS B AR 30

10, 000, 450. 04

R 75 ST TA] SN/ F i S5

A5 ST SUIR] 32 H /8 e A A

T AR E B A S 30

10, 000, 450. 04

A AR R AL S8 5 2 e A kb s (%) 0.13
AN, EEEHEAKEHEE RS e EE KA S 13 SR
7.2 ZEEBENEZABEEREREALRZER F A
WA, REEEAKIZHEA T R s KSR &3 S04,
§ 8 MEHRAEREES KERESFFEMHIEMN
Ry Ry
5 5 B | s .
5 FABBRE | S0 | REASEE | i | oo
1 Fikep | AR
(%) (%)
LA NEA %4 | 10,000, 450. 04 0.13 | 10,000, 450. 04 0.13 34
HEEMN SR ER - - - - -
N
HeELHENR - - - - -




LML 2018 -5 3 RS

R INT T - - - -

iR 1 - - - -

&1t 10, 000, 450. 04 0.13 | 10,000, 450. 04 0.13 34
$9 BEXMHER

0.1 BEXMER

(1) A I B 2 1R 5 SEA% Co L5 SR TR R e S 55 5 58 e A RO L SRS A
@) GERIZOMABETERREAEF R SR E SR

(3) AL O IH B R AGE IR SR AL &I )

(4) GRIAZORABEERAGE RIS BB I S U )

(5) BB HAME S5 BEAALIE L B A

(6) i 7 391 P4 38 SIEAZ o DR 34 BB SR AR e IR S 15 58 3 < 0 1 ) 2% 0 LA

9. 2 R
ACHC T TR 8 SRR 8 J2 58 Sk HAT R A ]

9.3 HEFHFR

(1) i Arif): DIt a yaE TAEH 8:30-11:30, 13:00-17:30. #EH AT e, Ttk
AR BRI N

(2) Wb Ar iy FE P AWML http://www. jsfund. cn

WRFRN ARG WA RER, FENAEGEHAFLESEHAR AR, FHHE

400-600-8800, =YK HLT-HEf4:, E-mail:service@jsfund. cn.

RELESEEARAF
2018 4210 A 26 H

o1 11

=



	§1 重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 报告期末发起式基金发起资金持有份额情况
	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


