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WIEHGV T E R RAG. RET. 6 iim RS AKE BL S R IR 5T 7= 2 [H]
FAXT R KT, 143 8 R SR 2 IR 2 B s B AL A VP At il o 15000 JRURG 5 B 11 (0
TR B R B R SRR, IR AT R B 2R E R S S
E

2. BHEAGHE

ARAE X BIE T2 50 A7 K SR LB i 3 e, B A ) A5 AT 42 Bt A S A e

D ik

RIES R G R T ARG &, RIS A JIE ST R 1 m il ol I S0P &
4t (High Equity Yield Model), ULIZE%E BT AR 405 435 LIRBLAE /1 v it
BT M A F AR BRI B 71 B E Y 4R F1, B AT R AP B 44 4168 7 AL
SofipE . RAKIIKE S, JRd RER A B AW P 1 SR AR T 44T A A
EVFSERE B oG L E s . W4, g IR A RIS GRS, &R
WA I BT AR RS, MRS,

FUARTI &, A AR A 5 4 103 IR AR 7 A DO AN D 3%

S, BBk ST PT EE. il 554t ™ B 7 4R e 5

B, I E] R BRI R G I I R R A )RR A AR

S B SR VAN AR G B I S L RE DT . ROR A ZLRE T VPAE AR R A
BT =5 T

VIR AN YA S-SR P AN B SN SN | B B e S 7T S =7 T d S I /A
Al R ALIREE L MR RRENE MM BB IR, A E] R AL RE S aR U BT A
A ABORIBAIRE ST, WUER BT A RESL 2L, IR T 2 =) SR 2R A 4505t (]
e, ABEIFHI FEE R > BB EN L], JF B A ® SR BRI

KRR LLRE ST VAL R DU B TCR R, 20l B RIRE ) (i 87 i o R 4%
FRFR) . WS EREIRDL (B T BURESRIR) . RRDLARES) (B PRI ETE
bR BARRGLLRIE (Ao L S i bs ). SR 0 b i A W 2R e R 4y
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BT B0 55 RGBS b, 248 BT AR AR L0 7.

W2 E IR 5778 DA S ARV 2278 8 PR ) 52 2 VA8 B2 0 £ b oA SR 1) 1) 48
K, MmN 2008 . Rk, BT I e RIACSKR I 4 208 7040, i et
i SR AR R AR B % B BT F R B WA A B A G AT . T B X e A
WAL AT TS 5 AR B R DL R AR BRI I SR R 3 . A WR B 55
DI AT WSO, K I 2 R AR E IR

H=L TR T, S ARIMEE . WS 5 LR A RA LR
B e IIHE BER

AR B B KR R 52 4 ) I R ik 2ok ot B i iR 0 56 4 77
[FI, ABEEEFHNE T B Ll AR kG424 (Corporate Governance)
W RGANEAYE AR BENERTE R —, HAaEU S HE A, Al B ik
Ve EBZ RN AV ECRHEAT IR E N RNRAR A TS . FETEAL AR
NV AR B [FIE, AR R 30N S35 Al 1 8 s A FIR B kAT — R BIMME 74T,
DA sE He ] FE A BRI AT RE IR, H BO7E T8 IR 2 HAR A%« B3 E 1Y
P IE AR AR T 40l {E:, ISR IEAL, ORI A S, RIS
BV, i, dipRssss,

S, RN EM BB R A AT RS VT

EZSUND MY A QINE i N o = LW LR C o by S Rk £ (UK - e NI Rl
WK R I AARE D LB H BRI AT RS, MR SRS JE R
S ERERFIVEAS, W AT RS 4R

2) fZFsrE

T 20 G A 2 B ) GDP JEKH A L @ BRI IK AR B st 3R MIBCK
AL, FIWTASKRAIZES, B fiF R HG AN, I GRRNMRE. I
o 6 2R WS . 2 22 B SE AR I 45 T SR B v £ 5 AL A IR B RSP, T B 2 ) P
HI T 4RAT (8 T 7 RS2 5 P i 32 1) 4 T T 1 T KU BRI 2= 1EAT B

FE MG R IR 2 bR R S B RS, AR YE . 22 4 P J5 D £ AR

3 P

FEIN G b, R 20 B 0] R SR I B3t 1 OO R AT I PR B, RSt A2
KEEBIEP R K.

4) BUIEF 7 e

BOIE A AR B S A B 5 B8 TR, e 8 JR 9A F) T o s 4 4z, AR T2
SR E . AEGRIEARIEBOE R SATAE . AIREEME . RV ERELS &
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1 A B AT 2 B OB R
ARG HATRGER VT, A AP BIE R I0UE S5 746 AR T 0 2% 2 0 00
GO R S, BRI R, B A, R EEE
B RO DTS IR . SRR AL B9 VR SREm . P ALZEL e L BRI
ORGSR I AU AN . SR I A SN
(F) BERFKIBENGRKIEF
1. BB
D RAEE ARG B BE GRS IUE RIE R
2) BRI BART TR AT WA B BRI AT G A
HIE BB R I AT 45 R
3) $ B AT BT - A Mb A5 I B Atk 3B (10 TR 5 A
4) BRI GO T AL A R TR A s AL
2 BB R
ARG B NG : ZEH TR (3 S BB PR 9 AT BV R IS R R
K4 LT T
D BRIREZ e DT E e B 5 T (SR AR O AT o E A
FEH PR BRI ) S K U, AN s R
B R e R S AR BB R TSR
2) e . FERRRERLSNREPEE N, RIEEEBETBOR
PR, B BRI BRSNS, MR R R R A
BTG A R PR B,
3) e P HA T M . B AR S5 AN R, S AR
WA AT BT T35 53 A AL RO 25 SR 7 B
B R E A, AR R K
4) FrEo b N LB BRI A IR R 2, K E BN ARG
HI RS EAT 208 AR AR A
FERVER R, ST RV T S 2 B A IR AL T A X R
TH.
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BRRRR A=

xR
TR AN l

Fp

PR T

JBe S o ﬁ#ﬁﬁ WE RIS 7

3. BB AR A

AEGEINNZ IT N F e H G AT 00, RN RS S SR IR 1
AAANIE GOR DU A S AT B EE, WM RIER GRS & RIEAE MR & &
[FI K

AEGERNEASHLRENM N TSR, B TSR R, IR R
SRR B, B AT AR, b R R R, AT BEAT I A
RIS R AT 1) 1 2

PEPEHC B 1 AR R AR AR SRIE RS R b, SRS R R, A
82 F) B AR 1) o 2L B ) R A v o < Rl e BB A L UG P AT 2 P R AR
AT E .

MR A S, ARIESE N IREEETOROL. IEZF TR BT A Rk e
Ak, G R (Rl I i A L, USRS RS S S80I R, 4%
PR G AT IS AR R . 7R B R A R 30 B VR R UE A H AR A7 A
SR B U N B KIESE s e T B R P AR S

FEM RS e KAk b, B RN R A B I A I, BEAT AR B, Bk
N fss B Re B Ay KR RIRACE: RN, e 8 mE g, 1
AN A AT 3 BT TR AT 32 3l ik #

X R, RRAG RS2 B A, B A GRS 2
DAL FEAE AR BT 48 51 BEAT DA 70 Hr o

(%) BHFRH

1. Z5EAT N

NYEPFE G EERE A NS G, AFEEEEIEINH IR

1 AEUES

2) [l NGBS A AE R

JitE]

W
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3) M BEAE G IE T IR BT AR 4R B
4) SESEHARIE ST HE 5B A HUE RS
5) [EEEEA BEIE N R EcE TSR HREEHAN . REFLE N AT

plcd
g
S
g

6) KLHEGEHN, BeIEENFEBRANBAREE 5REEHA ., et
B NAT HAM B R 35 5% 2R A B AT FRIE 23 5508 AR B 30 A 7R B A IE 2+

) NFENEIL S BIPETFI R S A I 2 IESR 28 5 53

8) I A RAIEEEA . b IR I o S < TR A L A AR AT A

2. BB RS

AR HE B AR 5T A ER A DA PR A«

D EeRrfA K Ll AR RS, FHiE ARSI 5 51 E 1) 10%:;

2) FEE5HMESEE NGB AN EE SRR — KA w AT, M3
ZUEZFH) 10%:;

3) FEEWZ 5REERAT R, ARG P RSB AR SRR,
JIT AR ) P SR O AN I UL AT ISR A B AR UCRAT IR S

4) ARIEGBRIBBr B BCEP P EWBGE, EAREE 5 H LN G, ANkt

— AL o HE B3I 0.5%, FEEHHA I EBGIE T (AN 1
PRIFE R 3%, RGN PN i SR A A — BGIE R U] AN i I AR
[ 10%. HEBUERBE G, ARSI ] AR SR E »

5) FEGAGEFEGEFE R TREIEHE . H 5 RS T ELBI2)5E

6) AER S HNE B i i A < (A T s < DA K AL T T8O

SE WP )R — K LT AR RAT I RTRUER S, A LA
FIIER R 15%; ARSEHNERN AR RAETFET K LliAHA
RATHITRIBIEE, A 1% LA w) AT RIS SR ) 30%:;

7 AFEE FRFCE T IRSINEZ R G T E S AR SR B E
15%, BIESFHigEsl. Ll A RS, S ARSI SH B
AN DR 2R UL G AN A TR BT RUE LU RR B, BRSNS £
GRS IR P R

H

}
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8) ARG G FEIUETF BHE i S rp IR R 2 D8 B AR AR 95 S FOT
JEIBRIEAZ 5y [, RIS IR il R B3 5 2R N 24 5 3k 4 R 240 58 3R B e
Bl DR — 2
9) MHFRIEHEHE M UL LM A0 1 TRLE 0 HL e BB BR
A I A T TIOH _EIRPRA Y, ASE A2 IR IR .
RGEHAN Y AREEERAERZ HE 6 NH NERGRIREHE LR & Lk
ME o
B2 7. 8 Tk, I THESTIIANE). BT A Al E IF s G AR 5 A R
HNZ AR S B HREH & AR & LR E LI AERBIZ N, (HAEEEE
HNNAE 10 D25 HNBEAT IS, LURBIbRdE. EENE A UE I HHLE o
(B) MGt
FEIE POV G L e I BRI RE s A KL S8 PR IR 4R Bz 12 T LA RO PP A
A G RN EGIIE RS, [t e S A EE 6 (1 KSR A
ARFE G R A B A LG L BEE B N P E A JRZR) 150 FR5G B H5E0
o3 Bl 2 LB D e B a4
RIEG RS =E I E A LA 150 $RE60% + Hrilk [ 45 £>80%

feren

B

+[FDMVAF KA <10%
AFEEIRFEE N P E A LA 150 FEEE ISR I BT AR (K0 Bt A i A A
ERCER AR

1. ZIRBURMRInI 2 3 FIELAG /040, LRl s AL 5 ik 150 R /x40l as
IR B, AL 20 e SR INAL
2. ZIRHGE N E I E A0 $R BRI ik R, ik U RPTTTR
BB, MWREARBECE . FOETE AT A5 AR DL 1 H ATZ0M B
K AL 5
WLIR A JE T I HAl G A L ST A HEHE Y, ARG n] IR S d AR P
Ja A2 BV £ EL B A HE
O\ R a4
AR EMMANRE RS, B THREN RS LA RIS e H 6z,
DRI AP 2 <o A T3 5 8 i < 58 DU ) it o
(L) ZEEENRE ST REBARBUR 8 A2 5 N K 77 2%
1. AR B AR RHER, ASEIRE LA w aE a8,
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3. S EHALIEZA M CREE SO AT M B BUR, PRI e BB 1

Ao
4. BN E ST RME AR R SO AT [ BTANBUR], fRY B
A o

(+) EEHRE
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+—. BRASGHRE

SEHANEF S HER AR R E AR RIS, R PERRR s E K
TR, LA AR I ECSENE L HER AN SE R AR AN SO BT

REE N E TRERRITROARAFRREAREERME, T 201945 H9HK
B T AAR G T I S5 4R bR  HE RIS A SR S S A A CRIE R % A B AEE RS 2
R PR B E ORI -

AALGH A TR 2019 4 3 J1 31 H ., AR Fr oI S5 i R wi it

(=) WEHRESHHEHFN

5 i H LH(T) o 4 S B IR LA (%)

1 B2 4% Bt 1,110,579,338.90 76.33
Horre R 1,110,579,338.90 76.33

2 li] 5 Wi 2 # % 156,929,966.30 10.79
Hrp: iz 156,929,966.30 10.79
B SCRFIESR

3 |[R&EEt

4 S RATA SR

5 SFNIR G R B 100,000,000.00 6.87
o ST R 1 SN
ol AE

6 AT I MG TR &5 77,028,246.79 5.29

7 oAt 25 T 5% 10,503,850.47 0.72
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8 |&it 1,455,041,402.46 100.00
(2D MEMREATWS KRB ERELHE

1. MEPREATVS RMOTAREREAE
N GRES| NIHE GO B4 BT LU (%6)
AR PR Bl - ]

B RNk _
C [l 574,261,558.61 40.10

5 HLA . D). R BOK A= R ] ]

A

E @50 64,057,233.24 4.47
FoOpRRERE 56,125,830.08 3.92

G Slibeti TN e 7| 4 - -

H  (fEfE ol 11,351,885.00 0.79

| 5 RAER . BAERE REAR RS 116.031.792.41 610

N2

J &Rk 3,905,859.00 0.27

K [tk 14,810,297.00 1.03

L GRS 55 a5l 52,131,732.65 3.64

M BRI TR R 5 21,050,551.41 1.47

NIV TN I A S ik =g il 4 75,200.00 0.01
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O |ERMR%. BHEAHAMRS - -
P |HA 55,699,317.50 3.89
Q | PAMMLTAE 30,007,170.00 2.10
R |3tk REERR 111,070,912.00 7.76
S LA -

it 1,110,579,338.90 77.54
2. EHRAREAT AL A KA BB B R R R R B 4

AT AR AR5 A M B R B

(2 MEPREA RME SR ST #E LB/ N R BIRT+ 2 B R 3% B4

Fr i AR JE SR AR HoE () 2 S B (D) AR R
EE 1 (%)

1 300014 ¢4 RE 2,765,834 67,431,032.92 471

2 002659 ILHE 7,465,878 64,057,233.24 4.47

3 300144 R Z 2,514,426 58,334,683.20 4,07

4 300572 B gl 744,681 57,601,075.35 4.02

5 002621 =28 2,325,650 55,699,317.50 3.89

6 603605 HIZEME 715,324 49,622,025.88 3.46

7 002607 HAHE 3,804,716 49,004,742.08 3.42

8 002439 A AR 1,651,389 48,682,947.72 3.40

9 300122 BRAED 952,037 48,649,090.70 3.40
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10 002851 ER ¥ N 1,308,978 46,900,681.74 3.27
() HREFRZBEF BB GHRFLE

15355 it ol X et E (L) 5 5 P I LI (%6)
I i 77
AT
Rt 141,407,000.00 9.87
Horpe Bt R 141,407,000.00 9.87

4 Ml fiig
ANl J TR 2
Hi S A
CIEz3 i 15,522,966.30 1.08
Rl A7 5
HoAth
it 156,929,966.30 10.96

(R MEBIREA RYME &S B 138 BB/ HEF BT T4 B 53 i 4

. " . B o 3 4 0 P VA L A5
2 Y % 4k He () AR EGE) *( )
0
180208 18 [EJF 08 700,000 71,498,000.00 4.99
190301 19 #EH 01 700,000 69,909,000.00 4.88
113513 LI 121,990 14,317,966.30 1.00
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128061 Jit B {5t 11,510 1,151,000.00 0.08

113529 YR i 540 54,000.00 0.00

(73D MEBREA RE GBS T FE IR/ N HEF R AT+ 2 B SR IES R
Lk

ARSI AR AR AR RFAT B SCRFIE SR

(B) MEHRE A HE G ES T HE IR/ N EEF R AT A St R EBE 4
ARG RARFFAT SR

OV RERRIEA SMHE 52 S B 1#E EeBI /N B AT LA BUIE S 3 40
AIE G AR IRARFFABGLE

(JL) WEFHIRAE S BB R B8 532 5 R L vt A
T R IR AT G058 (0 i 0 B 45 0 A 4 2 W 4
AFEEIRE A RS 5 BRI
2. AIEEHB AR B R B
AFEEBENEEAR B BRI, TOH BB

() WEHIRAE SBH K E 53 5 H oL it
1. ARESEREGUI TR R EBUE

e S BV R B [ G B, O R BRI

v IR IR A S G 15 BE A [ YT DR G A8 2 B 4

AFEEIRE A RS 5 E U B

3. AEEE B E G SR E Y

REWTWNARSEEGUNOEH, TAHKBBE T

>

B

(+—) BHRASREWE
1. AEEBBHETT AR R ARAT EARABCA MU E M1 R A, Bk
Tt H AT — N Z B AT DT AT
2, AIEGHTAIHT A4 R B RAE Y 5 0 BB P
3 HoAh A IB R ks
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F5 AR ey o)
1 FHIRES 469,591.15
2 MIRGIEFRTE H 2K 6,506,807.47

3 2B A

4 A 3,047,820.31
5 JS2 AT FR 479,631.54
6 HoAth R
7 RS
8 oAt
9 &t 10,503,850.47
4 R WIARFFA M40 T O m] e e 25 WA 40
55 i AR i 5 4 PR A RAMME(OT) E{fiﬁ (Z)@
1 113513 25 14,317,966.30 1.00

5. R IR AT 4 SR T A7 AR E B2 PR DL AR 5 ]
ARSI AR T AR HT A4 I EE A AETUIE SZ BRI DL

6. FEALE IR HHE R AR TR

WIS 0 TR, AR 72 T AN S 5 T (B T REAAAE R 2
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+=. E&KIG

S TN RIS RS . WSO T, B 0 SN R F B S0,
TR S — R, WA RERAITIRS . e SO R R IR R, 3t
VAT A, BV TR VS e A AT A D A 4 (O S I 1

A H 4 A I ME J 2006 4 10 A 11 H, 354 2 A LR IE S 42 70 ML 15 1
M b e e 1 e b 2

HERI R A
H . N
; e | EBTLRGE | HEAEIE
bir Bt M RRO | HhafezE |, s ©-® @-®
B ) o || ME | Kz
@
2006 £F 10 H 11 H (%

EaFEARED 5 15.77% 0.72% 15.92% 0.88% -0.15% -0.16%
2006 4 12 H 31 H
2007 1 H 1
2007i12HH ;'zé 105.80% 176% | 103.40% | 1.69% 2.40% 0.07%
2008 1 H 1
2008 i 122 ;'zé -43.17% 1.88% | -40.99% | 1.88% -2.18% 0.00%
200941 H1H=E
2000 i 12% 3? ¥ 52.97% 1.68% 60.85% 1.38% -7.88% 0.30%
20101 H1HE
2010 i 12% 3? ¥ 12.37% 1.18% -0.81% 0.93% 13.18% 0.25%
20114 1H1HE
2011 i 12% 3? E -22.06% 099% | -1240% | 0.74% -9.66% 0.25%
20121 H1IHE
2012 i 12)1 3? E 16.02% 0.99% 0.29% 0.65% 15.73% 0.34%
201341 H1
2013 i 12)1 Eﬁ 28.22% 1.12% -0.04% 0.74% 28.26% 0.38%
20141 H1HE
2014 i 12HH 3? E 13.45% 1.00% 34.13% 0.72% | -20.68% 0.28%
20151 H1HE
2015 i 12)1 3? ¥ 46.44% 2.55% 10.28% 1.54% 36.16% 1.01%
2016 F1H1H= -9.37% 1.27% -5.52% 0.82% -3.85% 0.45%
2016 412 H 31 H
2017 F1H1HE
2017 i 122 3? ¥ 8.63% 0.77% 7.68% 0.38% 0.95% 0.39%
20181 H1HE
2018 i 122 3? ¥ -1.71% 1.20% -9.42% 0.70% 1.71% 0.50%
201941 1HE | 23.38% 1.34% 12.87% | 0.84% 10.51% 0.50%
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20193 H 31 H

HEe o RAERE R

2019 43 1 31 11 402.55% 1.44% | 197.61% | 1.11% | 204.94% | 0.33%
LI A H:
K LSRR
o T R B e
% %@ | ks S L . .
i © HR RO | RhrEZE
@
2016 42 H 2 [ 10.10% 1.01% 7.48% 0.63% 2.62% 0.38%
(FEEEFAERE)D
F 20164 12 H 31 H
20174 1A 1HE
17 i 122 3? ; 8.61% 0.77% 7.68% 0.38% 0.93% 0.39%
201841 A 1HE
2018;'5 12HH 3? 9 -7.63% 1.20% -9.42% 0.70% 1.79% 0.50%
201941 H1HE
20195[; 32 31E'E| -8.26% 1.27% -2.30% 0.89% -5.96% 0.38%
HLeAEERNESR
Ezoif; E r ; ﬁf‘a 10.46% 1.01% 3.86% 0.58% 6.60% 0.43%
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4. PIWCIESS3E 558 Hs
5. RSCHRIEEK
6. MBEEEBETE R H AR T
7\ BT R H AR AR TR S
8. ALIEHLTE K H Ak 1
9. HAh # T K H AN AR A
10, HAdm BT ™4,
(2 EE&EHR=BHE
B4 P I R G A W P B 25 3 & 1 S IO
(=) EEMF=HKF
RFEG AR S AT N4 SUFSL B 45 50K PR & P H TR & Bt 45 5l
%, FELAREEFRAE AN RIS AR VR A R S5 5 U 4 IR A 1 77 AP S R UE SR K
DL 4RI BT & B F5 45 B i 4 1) 4 SO SLARAT T 555 FR 2 T P -4 BN B AR AT
#F. FLMEESEAKS SREFEA, EETEAN. EEEYMRE S HFE
JUE 65 TC LA 1 B 0 7= DA R At 4 U 7 i P AR A ST
(M) FEEW =R ERMLL 5>
1. FEEW NS TR EHN . EETEANEGM ™. EE&EHAN, EEHT
B NAFAGIE S = I N [E A W 7=
2. EEEEN BEFE NFEEE M1 iz A el FAh i 0 i s i =
Flas, ANIEET,
3. EEEEAN, BEITE NFMRIEMEL WA B0 4L 5 5 =25 R
BTSSR, B M= A8 T HiE 5.
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4, FEEMPRER, AMIERESEHN FEEIEE NE A 065 A
[ 2 e 7 (BT A5 55, AN AR ELHRAH -

5. ARG A G RIARI6I55, AT G 7 5 AT -

6. EEFHA EEIENT LRSS FKME, BIBGEE . 108 97

H

7 BREEENEIUAE & & R E bbb, He &M A G A7
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T, EERHEE

(—) fHEH

BT AEM H R M RS T R B R E, KIEEES
PP AR 1 5 (2 4 B 7 BT TH A R (R B e A B, TR 6 R I 5 T [l 47y
ESOERSTR

(=) fEEH

ARG A B E R SR BIAIE 257 22 5 3 it ) I 4 8 H DA B B SRR A R e 5 2
XM EE S E AR H .

(=) fEX &

HEFHRAERBRZ. e, POEREATIERA B SR M7 5.

QP fEEREF?

e HFEMERESEHANNT. ReFHAERMAEE, B ELS R %
AFTEUATEAME A LR RESTEN, ESIE NRFEEN. (E&EF) Em
i B, BEPIT R, SRS N L BB E s R En
F B A FIR A G FESEIH N AR, FEhAERMGEEZ S 2HIK H ]
R4

(F) B 7 ¥

ARFE G 4% LR J7 s AT A A -

1. WEFRAE 5 B B A IE SR Al A

(LD G/ LA NIES: CBFEREE . BUES, DLHAGE B RS2 5 A
W G A5E: EH S, HEEsE s HE& SR R A B R, Dk
RS G H i QBN A5 ME: Wi s 5 H G S5 EERAE T E R, TS %k
T A AT TN SRR R, RO A B T, BE A A%

(2) 25 fiv b AT AN 28 5 O B g 4 A 1 N WSCBE A At 8, A R 5 m, H
WIEAE 5 H R &G AR R A R, #ii 28 oy H UGN A B . Wisai e 5 H IR &
DRI RAE T BRI, WS R AR AT T SRR R, R AL
Gith, WhE A e

(3) 25 fir b i R SEAT ¥ 28 5 W e 4% ik B E SCREAN 3 25 2 25 St A oo BT 255 (1 5
J5 NSCR) BAF B AT 4 ASEHBEZ SN, HRihs 5 HIR &R K A
KA, Fdmdf 22 5y T WO A Ik 25 BT WSO A v i 28 PR 5 0 L MACRI JEL 45 38 (R 1A 1E AT
il i o H G GRS R A 7 BRI, AT 228 28R 58 i A B BAT T AN J2 2R
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RBEWHER, HEBRIEZ ST, #E X

(&) o EAEAERR T A IES:, RAMERARE A RINME. 5P
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