TARHE P UE R B LR B RAESF IR
2019 4£58 2 =HWE

2019 %6 A 30 H

HEEEFHEAN: LRWEESEEFRAR
EEFREN: PEETROFRAF
wEXHEH: —O—ELAT/\H



TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

§1 EEHRR

FGE R EF 2 NLE R REA RS TR SR BT R IR B 8N,
FExF H N A E SRR VAN 58 B MR AN 1) S DA

FEIE N ERATR O A IRAFIREAR G S FPE, T 20194 7 [ 16 2K T AMRE
I S5 4RbR . HERIIIB A SR G SN, REERNENAEERICE. RS id e

# ORI

B R LRSS T B RUR 5T SR NS BEATIE T2 8 B0, (EARIERE G —E &
RS SUFAEIARREIL . BeRAT XS, $BE A BB SR AT A 20 D e A

B AR EE VIR

AR A BERLR A 1
AWAAEHIE 201944 H 1 HEZE 6 A 30 Hik.

§2 BE&=HMR

R &R AR IR R L o )
Wy M TR ST R

5o A 164820

HeiEfE LR
HEeaRARH 201547 H 23 H

5 7 YA T B A7 A A

26, 650, 573. 85 43

BB H AR

R PR BT, I 42 ] 2 S AL S AR T AR IO FE 2 I 8
SEHU AR TR BN RO . B S O E, AR AR B
F R A 2 AR A XU AFAE £ 58 T AL

ARSI RN e A B S, BRIV O R0 8 30l P ) o S FLAN
PR G RS AL, IR AR 1 U8t i e FLACEE (K22 Bl ik
TN . (HERF RSO0 (CAiismiish PEAS 2 o0 IR PR A 45
WA SESRETLRIRG R ENREN, EeEHE s
b BRI A AT G I SE PR BB AL, JB SRR R H
PRARER I . ARG PRAFR B BRE H br e 19t H
A 2t 25 5 Ml 25 Ll S v T AT 2 = v 8 P56 F) 4 BT BME AN L 0. 35%,
Ui B8 L E AL bR HEZZANEIL 4%,

b £ H B i

HIE 2k P L HE B0l 25 2 X 95% + 4 bW LA N\ B T 355 30 77 2 ik v )
R (BiJ5) X5%.

DRSS 2 4R AIE

ARG R TR G, AU S U v TR G R
e Sl iEe. Wik, ARG REHEE, KA
SEAR AN, IREARIIEECRIL, B ARG E T e,
Fe RSk 4 A A S AR AT R B 7 i o AR e ) 0 S s U
P8 T A FER AR AR B S I G R E . TAR msk A YAEA

%2 0 3k12 W




TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

G NG i, TR B AE B, b
W2t A
TN TR B AR AT
AR o T I AT IR A
T VNN B - N
;/;EJJ/& )3k <5 T —— S N
IS (5 SR
;;E]Jﬁ %E/J)LEHJQ 150325 150326 164820
N PR s
2,311, 514. 00 #4y 2,311, 514. 00 # 22,027, 545. 85 11>
B0 B b b t

§ 3 EEMF IR SFERI

3.1 FEW SR
Bhr: NRoc
F B 55 Fa b WEH (20094 H1H — 201946 H30H )
L AR HI S B s -2, 766, 936. 97
2. A -3, 655, 055. 19
3. BT 3515 & A A A R ) -0. 1356
4. WIRE T iHE 27,938, 211. 20
5. WIRE S HHE 1. 0483

e 1. EREEWSHEAR AN A NN B 5 e & T2, 1 A3 G bl K- 2
T HroT .

2+ AW S a2 TR e AR SN . BBl . Al (VS A e EAR ) kR
R AEHIARE AR AL S adin EA A et a2 skt .

3. PR RO 2R E MIR)E —H, TRiZHE S AIFRHBEZ SN 5 H .

3.2 & ERMN
3.2.1 AR EYESHTIHEN KR R R SRS R ERER IR R
- T AR
) Wik | ok | waesos | COCCE -
e ® B2 | ik | Tl | O-0 | @@
2@
TE=4H -11. 86% 1.52% -11.59% 1. 54% -0.27% -0. 02%




TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

3.2.2 BEE G REMURES R THHMEE KRS KI5 FINL ST A

WFARF [ R
H - U 0 PR AR [ S 45 b R Rk 3 1) SRk A B

0.00% 4 |

-6.18% -
-12.36% -

-18.55% {}-4--

ool
T = L O S - H.:, ...... ......

0

711

H f
T H i
S3T7 09% Jb--mmemremmeen [
A3 27% {b--meebommeee L S ponnnn s S e SO H-
4Q4E%. ............. e T T pomnnnn s R S SO e g - 1
TN T e S— e T T pomnnnn s R S SO e o - [ -
61.62% /! — — : —
L5 ] — [} [} — — = [ ] — [} 4 -— L] [}
Loy} — [as} o] -— [as} = -— [} k| [ar] -— Lay'] -— = -—
' ' ' 0 ] ! | ' ' | ' i ' | '
= ] — L == (=] L] [} =x — =T w -— =T w0
= — [} o] o] [} —_ ] = = ] -— = o]
0 ' | | 1 | ' 0 0 | | | | 1 1
L Ly w0 w w w0 w0 == == oo o o oo (=] (s3]
— — — — — — — — — — — — — — —
= = [} = [ ] [} = [ ] = = = [ ] [ ] = = =
(o] ] (o] - o (o] L] 4 ] - 4 ] L] 4 o - L] -

|— Rl G T O 22— ke h A R SR TR i |
e 1. AEESEEAFT 2015 47 A 23 HARL.
2. WWREERME, ARSHOWN 6 NH . BERGWAR, ARSEWBEFEREEERRT
P S A R BRI R« S B PR B LU T 6 4 B 71 90%,  Horh e 38 T-vhiiE k=
VA H A BN 835 AR IR B P A T AR B 8 W 72 10 80%, ATATAE 5 H H £ AEHN BRI 1
RE L TEMNMZL G IRIES S, T4 a2 HTE —4F LA I BUR G5 MK TR & 5 7= 5 E 1
5%, HAIEAEREEH A S £ HRIESRPIICR RS, BT, BOE &b &M T H
(¥4 5% LA R VR R MR B ML RO

3.3 HAhfaR
T

Eud;
N
p=il
H
N
p=il

cninf -«';
E#EEiR
www_cninfo.com.cn



TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

§4 EHEARE

4.1 B&2H (RESLENL) Fh

w4

%5

FEASTE G 3 G 22 PR

ERHY | EEEH

ESF ALk
fR

UL

Xk

B S

3¢
A

&
A IE

20154E 7 H
23 H

HE N ROK 2 e TR
15 2010 EHIN TARFH(E
PIAT 4R TR A m | $50 5%
S, WRAH, T
REU LB TN
FHELH, 2014 10 H 17
HZE4, $HETARTRIE 100
B 4 (3 2018 4 4
H 17 BT N TR E
HOIE R B[R R R 32 R
FRBOIEFF B LS (LOF) )
FEZH, 2014 410 A 17
HZE4, HAETHRYE 300
R &2H; 2014
F10 A 17 HES, T
HRHIE 500 8 B0 g it 4 o
G4, 201545 H 21 H
FE A, AR TARES PiEfs
IR BE ISR B
2015 4E 7 H 23 H&E4, 4
A TR A E ke kR 2
SR FEEFE S A, 2017
£9H 15 HE 201845 H
4 H, AT TARFE R K
PR EIE R BT 4 (LOF)
FE23, 2018 4E 6 A 15
H, 4 TARIREE TS
EFRE7 IS (LOF) 4
2, 20194E 5 H 20 HE
A, AT THRER S P IR 300

TR AR BOuE 7 #

A2 5
WA,




TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

4.2 B NI E A AT S B ME MM T E 15 5L

AN, AREEEHN AL QEFR IR EVE) FAREMEM RS G, #H5E
VLR AT AL VA SO I, RIOSRAE . EhRLS ST b R N BRI R B, R 9%
i RSz (K i b, OB A A VOR BRI, TEI RS0 A AR AT 9.

4.3 AP 5T

4.3.1 A FZ 5 H BERHITIE R

N1 AR SRETEN, RIS RITEARZ, B HIA IE 2 KA S sk & i
EIEMAT N, ARIRYE GEFREESE) o GEFHREENAR ST 8 B S E B INED)
GIEF AR A BN ST B T RIS EEEME) « QR EESE AR A TAC 5 B
TBFREN) FFEEMM AR NEME, IE T (A FZHERINEG « CREZHEHING |
Xof A W B B R BE T IK ASE X RR T WI BAARTRE , RS SRR L TR i (1 p A A
TN ZEEECR, PTREAPAERR AR . A RS s S5V B UG DU AT % . AR 1, it
AR AR BRI, 52 W)k 2 BRAN S AR B[R] — e 25 A AR R 52 5 75 SR B SR iR 4
&, BERH T RGP AL G EYGETERAE, ST AT S RIMIUEEA RIS, H
A FE Ly S AR T G 5 AR G N PRI A B B A & 2 )R R AR VE R AR 1 1) SR 52 5 e SE X

5

4.3.2 RE X BT AT YL

ARG YN AR I TE LS HEN . AREHIN, AARAHREHES 5055 T
ATEFEMT A H 058 55 AS D B BRIAAE Gy S 1R 25 24 H S B ) 5%HITE LA 1 Ik A
B A PR T A A B BT SRS T R AR A H 2S5y, AR EAAFAE 5 AR R ik

4.4 RE WA EGERR KWAS/ESHT

ARG N, ARG IREFRZE AN R BRI 1D RIBRERIRTT; 2) by ISR BF
3) FREUR B RS

AR G, REEE AR EHL RS S RN EOR, BEFREL s g, il
IBHERDPTESAR, RN FEEE G IREARZ R R, 4R8:55 TR G PR ER IR Z 15 1 E
BT



TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

4.5 |G WA ESHNL SR
A AP, AFEEIEI KRN -11. 86%, MGt AL HEIR A F A -11. 59%.

4.6 REWAZESTHFA ANBRE S BFHERE HHA

AT SAEAR S W BSOS+ A TAE H G 5 HE K T 5000 JGoniE, RyE 2014 4
8 A 8 HAEZM (AT SIBMEEHINE) B+ —ZHE MM, A ik
IR RTT S IV RAE L.

§5 EASWHE

5.1 MEWREER-HEHNR

FFe i & ) 3G S B E] (%)
1| e 26, 089, 754. 73 92.73
Hrp: IS 26, 089, 754. 73 92. 73
s oy - -
Ii] 5 AL 7 $E T - -
Hrp: fiizr - -
B S FFIESF - -
4 | e - -
S AT AE R - -

6 | KNIRE T - -

Horbe KR i SN R

SR T

WAT MG H A &5t 2,023, 340. 17 7.19
HoAh gt 21,724. 23 0. 08
it 28, 134, 819. 13 100. 00

TE: BT DY TN IR SR R < 2 e i B R By T AN S ST T T R 2=

5.2 WERZITV A ROBRERRAE

5.2.1 EPRBEHERRZT LD RABARERRAS

g AT ARME G iy 56 4 % P 04 B A (%)

ARG RRS B vk - _

B | R#k - -

C | #li&k 15, 955, 311. 03 57.11

b VAN W N /S W) &) S | B B
VA4




TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

s nl4

9, 636, 803. 70

34. 49

RN EE

ASEIE . A RATIEENL

Zlo|m|lm

FErE RO,

—

5 R BAEAE EEOR R
5k

497, 640. 00

Rl

4

AL G A 55 Ak 55

BHEEWT FURBAR R 55

IKA L IR 3L B

JE AR SS  ABBA A AR 55k

HE

BAFH 2 TAE

e RE AR

N ™o |T|o|lZ2=|0 =Y

L

aif

26, 089, 754. 73

Vi iU TN JR PR 2 SO A 3 e B B R EL B 2 I AN 5 B T REH R 2%

5.2.2 EPARREBE LTI REAT AR ER T A

T

5.2.3 MEARELAT AL REBREREBRERHAE

T

5.3 & HRILA A 5 FE T 1#E LN ERF AT+ 42 B B 3 4

5.3.1 5 HARWER TR A RE & BS T E A R/ IR 42 BER B R

iE
e | I WELH | HE G | AniEGe | T
Eefs (%)

1 601186 o ] i 402, 159 | 4, 001, 482. 05 14. 32
2 601390 o ] gk 597, 254 | 3,894, 096. 08 13.94
3 601766 i E 479, 178 | 3, 876, 550. 02 13. 88
4 600820 B A7 275,947 | 1,741, 225. 57 6. 23
5 600967 LESl 123,590 | 1, 384, 208. 00 4.95
6 300001 FrEL 72,974 | 1,314, 991. 48 4.71
7 000008 P v R 284,652 | 1,073, 138. 04 3.84
8 600580 b, He B 113, 448 954, 097. 68 3. 42
9 600562 ESE=F R %57 54, 625 839, 040. 00 3.00

8 T Jh12

I




TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

| 10 | 600458 | IR | 70,463 | 732, 110.57 | 2.62 |

5.3.2 R EH IR R 1A o E o 2 & 5 18 EL I RN U BT 42 R R R
EE
.

5.4 |EWRE I mP 2 REHEFRTAE
ARG AIRE WA RFFA 677

5.5 5 BIRIZ A SMME 5 F S B 1938 LB D HERF BT 42 R 27 B R A 20
ARE ARG WARRFFA 67

5.6 5 HIRIZ A RMME G EE T 1#E LB RNHERF BTRT 48 B SRS 3R
4
AT AR AR R ST A B SCRFIE TS

5.7 M5 HIRIZA RMHE GRS HE B MR AT 14 R &R R Y4
ARIEGAEMRRFFH )R

5.8 M5 WIRIZ A SMHE GRS T =13 E LB MR BRI 2 BUER R B 48
A I AR AR FFA BGIE

5.9 |EMRFEETR R KIBIII L 5 1B 0L A

5.9.1 | EARFE ST T KB HF S5 25 P4
AT AT AR A AR G v, I fdan .

5.9.2 AR SHF AR R BEBUR
AN, AR BRI BT R

5.10 MEYRFE SR T K E IS5 1E 5L i A

29 T 12 W



TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

5.10.1 3 E U B R BOR
AR A, A EARIEH E U TR

5.10.2 G HIR A ES T T K BN S5 S5 25 B 4
ASFE AR AR FFAT H G S vt th ol it .

5.10.3 A ER B IR T
AIEIN, AREEARiEHEGIAREITRE.

5.11 B HESIRE ME

5.11.1 FEERFE K+ B UEFFHIRAT EAA R Z 22 DAL T #7550 A B
AT GBI+ AAUETR ARAT EARASIIR I M R T I SL S8R A, BRAE AR 75 St H AT —
FENRZBATHETT. BTHEE.

5.11.2 ZEHRE AT+ B REEHE & R E K& LR EER KA
AT S PB4 B AGE 5 [RS8 A A I 52

5.11.3 HABBEF=HI L

TS E e o)

7B ARIE S 7, 429. 50

O YCIEZ737 K -

mgkding -

N el 421.55

AT HA D R 13,873. 18

FoAt MR -

R -

HoAt -

O[O | NI | |01 | |wWw (D[ —

&it 21, 724. 23

5.11.4 1R 5 HIRFFA KA TH B B T ¥ #6135 B 40
AT G AR IR ARFFA AT B v] 5 557

5.11.5 $R% &5 BR AT+ 4 B 2 AP AR 8 52 PR 0 ) B

2010 7 12 T




TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

5.11.5.1 i HFRRBESRE AT 2 RE D FEREZIRIE K5 HA
.

5.11.5.2 R & WARARRAR B i T148 IR A7 AE il 32 PR 1% 0t A i B
.

5.11.6 BB A G & M RIFHALSCF B

T
§ 6 HAESHHES)
BT
i H R A Ui fREk B i fer ik BE A

5 BARAWIIE &0 AL A5 2,357,914. 00 2,357,914. 00 24, 577, 066. 97
A5 1A HA 1A] 5 4 S0 HR D 47y 51 - - 1,906, 278. 26
el - 15 A A ) i G SR (B 47> 5 - - 4, 548, 599. 38
ﬂ:/ﬁ /ﬁ ‘Hﬁ{\ £ AR /\*ﬁ
$&Lj;ﬂgﬂ(jjlfiﬁijigg 2lzel ~46, 400. 00 ~46, 400. 00 92, 800. 00
(B> LL” =" 3851
e W AR I & AU A 2,311, 514. 00 2,311, 514. 00 22,027, 545. 85

T LIRS BN AT 6 = Zpy B 18] A BCXT e B B R Al SR B L, 075 IRk 4
SN = A A A
2. T JYIA) e e A R A B LM P T N 5

3. T ST U ) 2 < e JUE ] 3 05 A f LR 7

§7 ZEBHEANCHEARERHARESEN

71 EEEHEARFTEESHIRIHIL

Teo

7.2 ZEBENEHBEERERR ARSI H WA
o

1o dti2

=



TARF IR B R B FOIE SR BRIk 4 2019 S5 2 TR,

§8 MBRERRNIMEEEE

8.1 MEM N AR RERFAFESHBLFIERBEN 20%KF R
.

8.2 UM EE PRI MM EEF R
.

§9 REXHHEZF

9.1 ZFAENMHER

Ly o IR 2 4 T AR HhE R Bk AR B0 SRR S 1 B8 3 < 7 4R R RO S A
(LRGSR AR S R R R R e G F)

(AR ERAE e ek ML AR B SR R AT E D)

v EEEEH ST TR B

v EEEFEE NS BARALAE . B

VAR A e BN AR E A LR RS AT

[\
v

w
/

S

(@n]

(o)

9.2 FFUHL =
T NSRS IEE NFMERT.

9.3 B AR
P F R R EN I [R) fe S B D] R E SO AR SR J5, 786 FRA (8] Y S B IR Sy & B

¥ 12 7 3L12

=



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式




