o S E A T I 7 IR SR B S 4 2019 SE5F 3 A,

B EEmE—EET AR ERES
2019 “E 3 3 Z=FHRE
20194 9 H 30 H

HEeBEN: BEERSEHEFRAF
HEEFTEN: TERITRGERAF
wESHAY: —O—ETAZTZH



B AR WU R A B S & 2019 4R 5 3 TR

8 EE#ErR

B NN o RE R IEAIR S R R BOC 2 = SRR B
Kistie, FHXFH AR E St A A e B AR PR AN T S A T AT

BB NTRARAT RN AR A ARIEAR S AR E, T 2019410 A 21 HE
BT ARG W S AaAR . P ER IR A AR E WD, RIER N BN E R
W0HL R PRI B SR .

BN RUE ASEAE - B iR 53 10 S5 U B s B e e, (A RIE R4
—ERAF

&AM G AR AR R RI BT K, B E A B0 e S wy AT
Y I A I 4 A FE I

AR I 5 TR R U

AEIAE 201947 A 1 HilgZ 9 A 30 Hik.

& EL&FANENR
4 TRFR ¥ & 1 A — A T
e 519138
AT 519138
F&iatE I LT TR
EE&aFAEMH 2017 47 A 28 H

B AR 3 G A AL A 217,502,893.49 13
AT G A TR s 1) ARG AT E SR Jk 4 8 7 K TR e ) L

BBt H br fili b, EE AR E B R, SR EGE O S L
SEHE RTINS o

I NI S, TR B R AT
HLET ) 80%. (EMLZIR T, ALkl xE M
TrEad. R mEGR. gORER. MERR. T2
AT R R A BEAT VRS 204, o0 o] Wi SR B 7 A B

RLoERN T A T AR, WA e FL R B
Bl fEf A R AR RS | Az
P . 2 AR R KR B e 2
R T

W P 4 B

B2 jidk 15 11



B AR WU R A B S & 2019 4R 5 3 TR

J PR L PRI et 7T

KIS,
REMike, mThmiinis, &

JRURSE AL 2 R T BRI A5
??MEER&7J<$E'JT§Z§ A

HeEHA Bl E AR A

HEFEE AN TPRAT A A PR A ]

8 FEMFHEIFMESHERI

3.1 XEMEHER

B NRMoG
. e i 5 1A
TR (2019 4E 7 A 1 H-2019 45 9 A 30 H)
1A C s s 3,478,434.40
2 A HAR 4,321,542.11
3LV 15) 2 4 A 25U AS S i 0.0208
4R E G B 1 E 235,605,347.73
5. IR H: & A A E 1.083

T (1 Friddt e SHR IR AR NGBS 5 2 & A IR A], T 98 A Skbn
e 2t 7K T B S

(2) AW CLB s et G AIAE W . BBl HAbN (A& 2 R E2s)
e ) TR AR 5< 9% F A B A8 AR v A s Bl s in _EA I 2 se (e A2 sh i an

3.2 EEHERIN
3.2.1 ARG HES MR EN KR RH 5 RIS B EE W A 2 i HL B
- @@%& W gibbds | kg b
B B K Ehpfez | kA | Bl ER | O | @-0
@ E46) HEZ®
iRk =/1H 1.98% 0.05% 1.50% 0.04% 0.48% | 0.01%

322 HESEBFAEMURESHH R EHEE KRR LHS B S B
R ZRARE I L
Y B A — AR ST U R B SR R T A
A0 F T 1B I K 2R 5 Ml Gt bl e R v A 2 26 g sk A0 B
(2017 £ 7 A 28 H# 2019 4£ 9 A 30 H)

315 ;W



B AR WU R A B S & 2019 4R 5 3 TR

12,29%

10.93%

9.56%

8.20%

5.83%

5. 46%

4, 10%

2.73%

1.37%

0.00%

-1.37%
2017-07-28 2017-12-03 2013-04-20 2018-02-30 2019-01-09 20158-05-21 2018-09-30

|- EgEmiE—EE s — LEti|
e AREEGEFRT20174H7 H28 H AR, A 45 TRIN A3 G (0 % IS 0% L Ap1) ik 2126
SERE Ty (2D VR (D0 B BRR ) A R e i & .

8 HEARE

41 RELHE (REESLEPA) FHN

It A 42 s
wi | s EZIK%ﬁEI’J%ﬁjEE,ﬂEE WEFE MOk _
1R H 1 EALHMN SRR
A HE M+, CFA. FiHi4
41 Ml N R FEREAET . T
H4 fF  Mariner Investment
LR Group LLC =4y
e IR o R A =L
ik WD A PR =] [ e U sk
MREk | UEB R & i
e e 2017-07-28 2019-09-17 10 £ #2011 4F 10 AN
ETF M EIEESEEARA
e A, JHERZF R R A,
2T, HELH, PE&EHE
e PSS AN g5 e~ 5 o (s
JliER W, I [ e U A TR
[ s Bl . 2013 4 8 Hjid

#
EaN
p=i
piss
-
(6]
=i



W E B AR WIS RS R A 4 2010 E 4R 3 TR

1/ ’ff/imkj\ﬂa%{féé
I5 5k P, 2014 4 8 H % 2019
&5 F 9 A EEES

. R 3 5 e 4
wiE ¥, 2014 4F 11 A AT
i V& B IE AR I
F4 fit ETF (BNilg s 18 -
23, WA ETR) ®E4&%
e Hi, 2015 4 12 HilZdf
W 1T & Jm R [ U 3 5 05
FEIR e, 2015 4 12
a5 H % 2017 4F 9 H HeA T
412 W oE fa ot v R R g5
;i (LOF) 4243, 2016
=41 4 HRATEE E—
e EEI R REES .
fii 7 2016 4F 7 H AT &
F4 HEHRGRESH,
2T, 2016 4F 8 ATl =
e I I FE — 4 T it R
JES CHL W ¥ & 8 i 3 i
Jufot %) &L, 2016 4F
(QD 8 H % 2017 4 11 A 34T
) % I R R e A
&% H,2016 4F 11 H A2 T
;i e @k ot (QDID
=] &2, 2017 F 1 A
FAF T STV B IE A
JE 1 PR ETF 22425,
a4 2017 4F 2 ARt s
fiit W fFigr e A,
ETF 2017 4F 3 H % 2018 4 6
R4 H ATl & & IR 67
P 423, 2017 4 3 A
e L AT = I 3 A 45
16 Fiy &2, 2017 £ 5 A
FiI 5t _ﬁmwﬁgﬁﬁﬁﬁ*
I5 Ik BERREAHEESLH,
&% 2m7$7ﬁ§2m9$9
;i H AT & @ i bE — E
=4l EfFiE (MNEE

W it figs ) e L%ﬁ
afifsi —HEEFGHRELESL
Hb ., 2017 £ 7 H % 2018

bt
o
p=)
F
=
o
=



g w5l

Iu.n

R4 E BT RUE SR Bt < 2019 455 3 /4Rl

2,
i
i
E
VAR
I5 Ak
&%
PLiEp
=8l
EE=
E T
iz
R4
2L
N
pi
ik 10
GaE
H5
BURF
fiit
ETF
Hedr
2L
i
SEEEA
FE
VAR
I3 ik
&%
L 2
=8l
iF
v
Rl o3
I7 Ik
&%
[
SE IR
A%
el

E 12 H R T K
PR &I &L, 2018
F 4 HRRFTE S EE
FRRIFGFHFEELH,
2018 4 10 H 2 ifefTifF
BB FiE 10 4F S
BUN R ETF 425,
2018 4= 11 H (T ifF
BIESLFEE IS
ZH, 2019 4E 1 Higik
T 38 i ko
TR,

A3
&M

2017-08-18

9 4

i t, FrAEEMILA
ABRIE . PIAEHR

b

=i
H

=




B AR WU R A B S & 2019 4R 5 3 TR

F4 REEHARA R
2y il T, AR A e
e HARA R TEH,
i — S HENEL ., BT
FE 2016 F 7 H & 2017 4
AR 10 AT @R i 27
I3 Ik REE&2H, 2016 /£ 7 H
&% L FHAT I & W — eI
;i RS LH ., 2016 4F
wiE 11 A AT = m i fi
afifst RS LT, 2017 4
fii 7 8 H AT & W 5 AR
F4 —EEIfiE (R
Zep Ll B IE iR A E
e I8 I A — 4 E o g7 5
iRz G4, 2018 4 2 Hild
e f FHEAT g = 10 fl = 2 15t
I3 3k FILEZ T, 2018 4F 11
&% HR AT & @ e
;i TR &4, 2019
=8 5 H T E
FED NHIRERELH,
EFF

fii 7

R4

2,

e

LT

FE

AR

I5 Ak

&%

;i

=8l

A

TR

A3k

&%

F

e 1 RS E AR, HMEPHIER S FEARH, BEH A m T
JUEZ H AFEER G, HARIR FIATEAE FHE iR A R g 2 H .
2. UEZFMOLERRFITHEARHED Y : B SINETRAT AR TAR G T 5

#
-
=i
H
il
a1
b=l



B AR WU R A B S & 2019 4R 5 3 TR

4.2 EEAXNRENEZSEEEINTFEFB IR

AAREWIN, ARESEHENARTEME (PEANRICMERIER R &R KA
FALEEM S BB FRIIE, AEWSLEM . BRI S5 e B AIE Y 2 e 50,
B KA I G0 BRA AR 22 AT 9.

4.3 AP BT
4.3.1 WA Gl E AT O

AFRPAER 2 2011 FRAN GEFBREERSEHAT AL HEE TR
I EARELR, Rpaloess 1A R B G 5T fE f A28 Zy il BE o il BEFNIR AR 7 25 1 5%
M. A BTSSR e —ghg R, g hin 5 SRR E S, Wk
TR WM. R PTG SRR HE A S &N R
[FI, A3 B A8 b 55 AR ORAIE T &A% B4 G 4% B U s Ay, B R AR 3RS
BRAGE . BRI ST 5 S T T = AP IbL 2

NFVEL T ORI E AL AT IR, ARRELGIT NBEERREL S E.
PR G FE A A XRS5 R S 2L i, #5081 &% ) LI, 4% B8 58 By AT i AT S i
HPMEFERERRE, RUEARIRE BN A PR N E AT A RS MR R AE .
4.32 FEHEAZ AT NI T

ARIEIAN, RRIATE ST A58 T EA RN T3 5 AR s ik 1) 75 28 5

4.4 HEBHNESHRT RIEFZES T

—EEENA AR ST, Hrb 1-8 H Tk hnfE . [ e e s Mkt 2
W EE BRI R FK 5.6%. 5.5%41 8.2%, IMEE: FEESMIAE 0.4, 0.3 A
0.2 NMHE A AR =2 R MEORERAE N & B a4, AT 1A (i3 og 10 2 m] D ) 256 R X
WAL 2.45%RAL . ERARFEA T AN GE S N5t i A BT S 4%, (B K AR AR . B iR
IS TR« PASH A BT BUR I H e X i s — e ish. BRkE, s
LEREIEN S =2 CPI XA THE 2.8% A4, 5IRTTIHFTEER CPI i 3%HIH 1L ;
10 P B B RS W E J, RATAE 8 H FR AU E AT HT LPR AL 9 4] 2 5 3tk i o
HE [ PR e E 2 05, 9 F T BT AR ERBE S K0 B U B MLF R b4, 9 H AT
55 Bt i 55 2 WCEATHE I 18 AR L I 40 B MG AR, 2 T I 4 N & TG $ /i AT )
WA Brda . Bk, =ZRRERIZR A ek 2 R G A, 10 A E - filk
a1 RIF/NIE TT 8BP, 1 W EF il as R IEEA KA, HIRRFIZEA TS . 5H6T
M, =ZRE(E AR T 1T 15-26BP, 15 FHAIZE IR 8-20BP, RILML T FIZ A,

T IE K AT AT RS B M BUGR A OR BUS AL, RS GAE —FREORB AP ER 7K
ARG, BRAR T X R R A A A e 55 o RIS /NE R T LA ATAT, DLR IE R 77 i
FE IS LB RS -



B AR WU R A B S & 2019 4R 5 3 TR

4.5 R EIAAEE AL SR
R I, U I AR B E G 20y 1.98%, [A) Y 4% EL LR HE N & 22 0 1.500%6.

4.6 RGN EE A NBERE S T~ ETE A
AT AR IR T BRI .

S BBEHAWRSE
5.1 MEPREESB=HEH MR
o N RS R
e H o fEd (%)
1 | Baa# s -
Hr: 5 -
2 | BEDEW B 201,274,814.50 67.31
Hrpr: fiigs 201,274,814.50 67.31
AVRES &SRl -
3 | REeEET -
4 | GRRATAE SR -
5 | EANREEHHT ™ 89,630,574.45 29.97
Forre W 1 6 NGB
SR )
6 | WATHFMLHE &/ 2,732,282.87 0.91
7| HAhwg 5,380,915.15 1.80
8 | &il 299,018,586.97 100.00

5.2 EIRFATW I RHRERTHE
5.2 R EIIARAEATIL S KA A RS H A E
AR GAIR G IRRIF A .

5. 2. 2 MERIREATIL P RIOB BB R E BT A S
AR GAM G IR AR T A B BB

5.3 EWIRIE A SOME GBS T8 LI/ HEF R HT 48 BEE SR R 4
AR GAMEWIARRFFA RS



o S E A T I 7 IR SR 0 S 4 2019 SE5F 3 A,

5.4 &R IZMSF M RPRFRBEAE
o » . 4 BT
75 fie 75 i A AROME (T B (%)
1 | Xz
2 | RATESE
3 | &Rtfiizr 21,310,080.00 9.04
Hodp: BURME &R 21,310,080.00 9.04
4 | ks 167,426,164.50 71.06
5 | Ak AR 2 10,053,000.00 4.27
6 | THESE
7| ATERfT (AT RS R 2,485,570.00 1.05
8 | [AMkAFH
9 | Hith
10 | At 201,274,814.50 85.43
5.5 & HIRIZA RIE HEER =IFE IR/ HEF BT T 44 27 3 5 A
i B4 TR
P | fgeAhs fiigr 4K e (k) AR EGT) FEEHE L
Bl (%)
1 1180158 11 BRI A5t 330,000 21,050,700.00 8.93
2 127365 PR JiIIL 200,000 13,978,000.00 5.93
3 1580046 15 JH FE ot 200,000 12,452,000.00 5.29
4 018007 [ 71 1801 123,000 12,447,600.00 5.28
5 124807 14 &HE K 250,000 10,397,500.00 4.41

5.6 REHREAARME GEEF = HE AR/ HEF BT+ 4 B SCRRES B R 3
H

AT G AR T IR AR RFAT B SCRFIETR o

5.7 MERRZARME SEEF - HELFIRNFFRIT LA RER R T AA
AREARGEHARARFARER.

5.8 REWIRIE A SME GBS T8 LI/ HEF KI8T LA BGES 3% 9 40

10 i3k 15 I



B AR WU R A B S & 2019 4R 5 3 TR

AT AR T IR AR FFARGLE.

5.9 MEMRAEEBR R KIBIEBR 5 18 0L i
5.9.1 MBEARAZEHF K B F M1t m B 40
ARSI AR IR AR R AT AR 11 B8

5.9.2 AESH T BB RBOR
WRIFEAREER, AReASERIEWI .

510 EMKRAEESRENERY L ZF LA

5.10.1 A3 E AR EBUR

A Jk BT I U BT A S ORME DY H I, AIRTIEE T 370 KURS: o B B B 2 Sk i & 2 40E
FREESFZFHE ML KA B, B eSS HE U S A8E, D
HBURH N2 f5it 23 4 BB AT 2

5.10.2 IR AH S4B 1 H 653 S RKr 2 A4 35 B 40
AT G AR IR AR E 6T

5.10.3 AR BB FE M
A 1 P AR I 4 R H R I o B 0

5.11 B BH AW EME

51115 HIN, ARFESH BRI+ 4AUEF RAT EARBA IR & 5T R,
BTER S dathil H AT —FE N Z B AT 5. TSR .
SAL2ARBE SR MR H 2B, B BT T8 S A R E 2 1 I 5 e 2 A

o)
IS0

5.11.3 HABE=HI AR

JF5 £ Fx &H o)

T2 HARIE 4 25,593.48
RESCUE Z7 3 K 580,782.58
IMAedile]
VA& SN 4,774,539.09
J A FR R
Hopth 2SR

o OB~ W |IN |-




o S E A T I 7 IR SR 0 S 4 2019 SE5F 3 A,

7 e 9

8 HAth
9 f=ann 5,380,915.15
5.11.4 #HEWIRFA BT 7B B T 535 B 40
3G R R
. e o T, o b =
s AR i 4% o8 FeTE (O6) (%)
1 132009 17 *i EB 1,493,700.00 0.63
2 110053 TR A 433,760.00 0.18
3 110041 5 WA 236,360.00 0.10
5.11.5 #MEHRI LB EFHEAERBEZIRIE KU
ARG AR AR KA R E
$ FRIAEEMBEHEY)
BT
AH S B BAW]HE 4400 A0 A0 210,521,160.40
A A I 4 o H 47 36,982,451.61
Pl: AR T HASE 4 B [B] 477 30,000,718.52
AR A WL G PR 43 A B 17 A
AHR S B A R FE 4400 A A0 217,502,893.49

g ESEHEANCHERRSBREAZERER

71 REBHEAFHEAESMHHERIIER
B EIRESE ARG AL

72 BREEBEANCHEAREIALEZESTZ YA
AR A S E BRI A R e R A S,

B 12 3k 15 W



B AR WU R A B S & 2019 4R 5 3 TR

8 HHREE RO IMEERER

8.1 &AW B —HFE A E S M AL BT 205815 5L

R AT
H U T 4 B R ﬁmﬁ*gﬁ sl
HE HEES N
K | s | o | e | e | L, | G
5 | boonmnti | m | pm | om0 | TOEEL Ty
X [
50, 40
2019/7/1-2019 ’ 50, 400, 789 .
IR 1 19730 0, 789 - - 60 23.17%
.60
50, 00
2019/7/1-2019 ’ 50, 001, 250 .
2 19/30 1, 250 - - 00 22.99%
.00
P AR
T, Il et Tl T 1 A EL i B ok B 20% T 0L, T JL T S
RS SRR 2 9435

I ISR E D NI uie i S Ll G e B S - St i T ES R PN i A BN T
I A PRI B Bl R A 5
2 A ARG N EAUS R R RE S| Ak s PR R, kG BN AT RE
TCVE S N AR LA, < 577 DLREX 3k <y A N IR [ B, Sy B A7 N AT RE e
LIS TG [ 45 A P e P 2 e A 0
3y AT E KB G, AT RE S 3 Bk & B A ERE SR PN+ DA AT
50005 LI MRS, e rlRE SR Ha a0, SHAME S G IR KL e SR
EE I o
4y HAbTTRE AR o

TN, IR I e R AT R (5 e B L2208 B BB I AR 2 e A 1
50%E 4% 52 B B S L W B4 e N FR A W] BE R B — 4R U R S 1 A0
R LA 2 Bl B 50%I , A KL 5/ BN AT LA 12345 A A0 AR ik G ke A L A
W e e e N A

8.2 B EF VSR HMEERFR

W E B IE ST IRA T ROLT 2003 4 4 H, S rp [ HESRAE T Ah A 3
GEENT .

M 2003 4 8 HIF4R, MG SEERSL T 70 RASRS . #H% 201949 A 30
H, s B A S 4 B ) 870 {2t AR .

2004 FERIFUE, WEEMTATN QFIT (ARBIANIREE) KHAZ AN EN
AN A PATIE ERmA, #E 2019 4 9 H 30 H, HHH ik % M )
38 fZIT AR M.



B AR WU R A B S & 2019 4R 5 3 TR

PERE RN ) FHE AL 2 ORISR e A S R S T BN, #% 2019 4F 9 H
30 H, el N 80 R ARILL) 448 (Z e AR AR 1HAT TR BTE N 1
HURRE & B e B 55 BEAR IR S LA R, AR 2019 4R 9 H 30 H, i EIBE LK
5 2 PR T IML S HIREL 326 12 7T, 2010 4F 12 1, 8@ 4 I IR A 7 B4
R o DR B B 4 B T e B 5 Y R EAR BT BN . 2011 4 12 H, g &l A5t 7 A
—— W E T E R RS A IR A AHE R S AR E RQFIT (AR &R 5EAMIL

)T, RERAETHBEEARMHRSHRERNIESR TS, 2012 442 H,
MR EE R AIRAR CSHERAT 7 A RQFIT ™. 2012 429 H, H1E

EING E @S N E MR R SR EHA L —. 2014 /£ 8 H, EE4A
P A R W E R E R A R IER IR, SR R E R B B S
2016 4F 12 J1, g 0 ik 4 8 PRAT PR W) 4 R A 2 (R e 6 < 3 o S e S Oy i L B AR
ZIRR SR BTE RN

2018 4F 3 H, EWBUEIAEEAR GIEFIR) 3271 & 80 Ry iR A 8K
TAUF S5 4% T i 45 D B8 - = Jiiy o ] ik 4 Ml B i R 4 30 —— — AP R S8 [ A 5o g A 2
Gx. 2019 4F 3 H, g BB RN R & R R AIE F5 55 U 4 P R A4 CE
SRR 2T 5 Y i L i 4 b B B R 4 2 —— — AR R R [ 4 o Wi B R R
2018 AR AW aT IH B R 4. 2019 4F 4 H, g B BB /R0 R & B R f 2UIE J5 # BE
BEWAUBIA S B (RERESHRD) A CRRIESIRY 2 BIVFE A S o5 Ja s EE L)
G2 —— AT R B B R SR e S AR B S N b B B < e
B R L RIGME MRS (ZEMD . FN, WEEESEHARAFE (L
BHIEARRY) oS mP EES “SRE” H——S R K ESE I AR,

ke

® ZFAEXHFEX

9.1 #EXMHER
() T IR M et Ve N i o S B AR — 5 52 IR Bl B AIE 2 5 8 0 < P S A
(=) g & @ E R WU IR B S R A R
(=) g & @ H e WIT R B IE SR BBk S 55 U T 45
CPYD g o 3 B e — 4 JOT T o o T IE o7 B0 B i 0 b
(D A IR At B ST e 0 i 4 T BT PR 2 ] 1 S0P



B AR WU R A B S & 2019 4R 5 3 TR

(75D 5 0 N ¥ & A — 4 5 B F U 5 BUIE S B R A S e fe e T R 1
BTN
9.2 FFJHh &

T R AR B DXl M A el 0 M % 66 5 AR IV ARAT Rl K 36 — 37 R AR E N
IR

9.3 Z P
B EH v T ARIE G NI AR 8] L) & .

BEBESEHEAWRAT
—O—hETHAZFZ=H



