EEFIEEAE M BRERE O FIEFRREE

—O0—NIER I FERE

2019 4E 12 H 31 H

EEEHN: BEEELSEHARAH
EEEN:  FEARNRIT R AR A
EEHHM: 2020401 A 17 H



§1 EEHER

S BB AT PR ) S S SR UE AR 5 P B SR AN A R B

H

B IR FUERRR B R, IR R IS L HER RN S B AR AN Sl K
EA V.

il

FEAEE N ERART B A IR A RIEAZE S S RME, T 2020 4F 1
H 156 HER T A & fabr . ERIIARTHEREFEANRE, RIEE
BABEAGAEREICE. RS ERRAEE E BN,

R A PR AR DAURSEAE L B 5 A B A8 PR <
77, (AR G —E B .

HE AN STEARER AR . H oA XS, &7 E R H IRk
T INEAT- 4 e 152 A e < ) 4 55 0 B 5

AR W55 BORER A 1T

AR WIE 2019 45 10 H 1 HZE 2019 48 12 H 31 Hik.




§2 E&EFHEMR
Fe & TRRR & B R E A e SRR R
N TR SR E
Ree S 161026
e (WY EZEARNDID /Gy
HEeEAREENH | 20144 12 517 H
ik 5 WK 5 40y | 7,825,799,251.80
CIsY
AR R R B BT oG0S, R R TRk [ A Al 2 s Fe
e B EIEFTHELT, 18K EENEEE KR 55T
- B v 2 TA) PR I 240 R B 25 P2 4 R 4% 1 7E 0.35% AN, 4
FREF R Z 1 HITE 4% LA o
AF e FIERH AR HEATIERE, KitE HE i E-F
&, FHE IR i XA RN 5 AR A, o HE Ry i
FE AR IE [ A5 A b 2 5 8 B 1) 2 3 B SR v AR B A Sl R 24
BT RIS BHA, DG BRESHUEEA b SO R 2 ik a5 R B, IF
MR BRI FE E s B S FEA B AR Bl Tt A7 A0 B R . AR
& 15K L P E I K R 5\ GTb RER 2 18] 1 H S ER R
P 25 P A8 0B F% 1 7E 0.35% LA Y, FFBR IR R 22 4 1 7E 4% LA o
WG b 95% X HHIE [E A £l 25 5 H 8 EI 2 #8 + 5% X ARAT A IR MiE i
; AERZE (Bi)E)
AFEG NS, BA B R 45 AU 2 1Y)
R 25 B FRIE. WAEREFT BRI REENIRE, = E A
A DR TR RS . 90 A s AR A2 R s & [ [
A B Uy ARG U AR« 00RAUAC B A R i T RRALE
REEEHN B E IS AR A 7
EEEN [ R MR AT B A BR A F
TREAFHE N | & P iEEG S | & ok EE N | & F o iaEE A A
AL UORETREUT R A dOETRHUT 2 B NG E R Gag
JAN AN
T EAIEEI | e A  f B e
AN I
gséggﬁmjmmg 150210 161026
i E KT B
I AN AR
%gﬁMhmgsmﬁmﬂm 807,774,117.00 6,210,251,017.80
(BRI 43
B EEANE AR | EEEAME B g | A e M A
N AR | BB E KU R BB A S R | S, BB ST
JAURSEUAL 2 AR A B T 2 AR | By TS A AR T | A RO | A T
FeE FIRHIE - BE RE - K& P RRAE




§3 FEUMSFHEHEMESHERIN
3.1 FEEMEIER
.
. ANRMt
T 545 b SR (2019 4F 10 H 01 H-2019

F12 A 31 H)

L A eI

18, 636, 557. 22

2. AHTFE

466, 056, 868. 44

3. AL 34 3 4 4 BUAS 3 A i 0. 0586
4. AR R G =13 E 6, 996, 953, 274. 51
5. WK I S H0HE 0. 894

T EIREEENSHRRABESTA A
SRR IS R B B AR SE),

A PR 2 TR e AR RN L Bestdieas . HARIRN O

I BAZ 7 2 e i) 5 TS (sildn s Tt
TS 5 SE Bl 7T ZAR T P 5 0y
N feHrEAE S

ezt ) FHERAROR B (KA, AR Dy A Y] sl e in_EA I 28 fe e 42

Bk
32 ELEBERI

3.2.1 AREWIE SN B EHK R K H 5 RIS B R A

P HEEK | kgt | SRR

b Bt 15 RihnEE | AR | HiEER | O-0 | @@
@ E46) HEEZ®

TxE=1H 6. 89% 0. 69% 7.27% 0. 69% -0. 38% 0. 00%

HE=Z=AHIE2019F 10 H 1 H

—20194F 12 H 31 H.

322 BESEFEMORE S RTHIBUFESE KR 3 K5 RS
AW 2R3 E I EL R




U, UUR
0. 00%
70, 00%
B0, 00%
20, 00%
40, 00%
30, 00%
20, 00%
10, 00%

0. 00%
-10. 00%
-20, 00%
-30. 00%

Rt STET

2015-12-17

2016-12-17

2017-12-17 2018-12-17 2019-12-17

|— SR EEE R REREEHE — HREE|

e 1. BuEHBIN 2019 4F 12 H 31 H.
2. AELET 20144 12 A 17 HEoL, &6 N, M2014 4 12 A 17 Hil
£ 201546 H 16 H, 26 AL S 0g r= i & L5 &5 & A R 25E

3.3 HAph¥eir
HAbFEAR R HIR (2019 4F 12 H 31 HD
[ ik A HE i B 54 AL 1:1
K 2k A (B 5 2 E 1. 002
R [ 5 A A BT B 1.239
AR [ 424 B YA 5 4l 0. 786
WK [ A% B B BB 1. 371
& E A A B4R % 4. 50%

$ 4

LY E)

41 EEZE (HERESLF/NE) FHN

AR g

4, 1% A E#M 0
RO EEnm| LR
peTyen WL, Wi A
Pa _ _ _
ERE | g | 2015704715 B | smarmia .




R 300 BEGRUFTF R I 4
REZMBF, 2011 4 3
H AT L UESR IR AE 5 BT
AR BOER E 3E 4
I _EE 254 A 5 B TR
A FB HOIE Z7 1% BT AL S
eI ELH, 2013 F 9
H AT S Bk 45500
RIEHFHRAEREHEER
H, 2014 4 4 AEAEEHE
HHHIE ZE T 3R Eor ik 57 X
BRI ELT, 2015 F
4 H AR S B RuE s 5
Ik ) 48 250 o0 25 UE 5 $5 %
G B EAEEA Ak
BB Pl R 4
He23 2015 4 5 Hid
8 E P E 4 FRIE A F]
TR PO R 4
& HEERAT FR B IR
FwH 4 (BF 2019 4E
5 H 10 HAR T A E EHHiE
BAT T8 H R E g5 4% 3
&) e, 2017 £ 9
HZE 2019 4 10 A{F & H
= F 38 58 £ 7 AU R R IR
FREEEHE LM,
2018 4F 3 H & 2019 4F 10
FAEE FE A IE 10 G2 1A
5 oy BT T AR B 27 5
VR G, 2019 4
3 HAr s B EA T E A
Mk AZ 5 T s R HOIE 75
BRI T4 4, 2019
11 HEAEE Bk E A4
— iy — g AL 5y BT A
BrrmHnkekes
H, HEEAHRETLE
H, BAIESMTH.

2015-06-05

i+, H 2007 *£ 7 HZE
2015 4 3 AL LR 5
I 238 50 BT A PR A 7] 43
B B 2015 4 3 HZE
2015 4 6 HiT & H 4%




HEAERA RS LY
H; 2015 4F 6 A E H
HHIEZE T 3R Er J ik 7 X
HBEE. BEPUEEA A
M SR B PRI ZF R R
H4 . F B IR selE IR
Y B Pl R ek 4
HeERH; H20154F 8 H
EATE EHIETL 4.0 45
B RUEFHREE. &
[ HHHIEAR B R E o
WEFEHREEERESH,
2016 4F 2 H AT = B Ak
B EE IR R BOIE 2R T T 2
4 (LOF) R4, 2017
TR E BRSO
ARSI R A AIE R T
F4 (LOP) 42403, 2017
F 11 H AT E e R
TR E Pk gr W R e A
SAHEHFENRTEHENL
B o, R4
MOl B

FE: 1y FIRATERH MRS A F vee e AT H I, BT H AR A w1
TR A, EERSSETIRH RS S FRERH.
2+ UEZFE O A SGE AT 2 CGIEZR L MO TR SRS E BE IR D) [RAH L E
42 WEHIN AT E I EE TS 1H U

AW, B AR P TR A FAE Y E FE ik E A Ak SRR U SRS
BREGHE NI (P NRIEMBENER R RS« (P ARIE
MEREZEY & EPIEEA R SR 8O JOE 5 5 e R &5 H) LA
HT A SRR , A A F S R S A SR B R J 3 4
DU AT BE el R0 73 A% B8 RURGE 0 DR 4 B 7 () 22 4 1 Bk B e B 7 I AR e Wi
wAE, EEBRRHEREAE RIEN LIS S FHE .
43 AFRGETVH
431 AFR 5 ERRITIENR

AREEGE TR IRIEMER, 25 LBRIGHL, HlE TN (A5
GIINEY , SHEFHI— TSR RT3 GARS I T T, sk

6




PR S GPAT SRS BT HIA T, AT ERr R F . HE W
il S SRR AR B . FEMIRE . BRAE 2 T IR S 2 6 52 R 515 B AL 1
RGNS, TR LA AT B RS AL

ATl E A, 1 — %Y, BRI IR AR, X OB
Y& 2 oL AW SRS A BOSE A S T AT 5] 20 Zmhily, @t
RGP RSAEE . 28 G0 T PE S ARBUE B, TR 58 5 %o F IR AR
BEAT F Bz o

b 4 R B A TR AR R BEAR K 22 5 7 ) b 4%, 4RAT
[T 378 Gy ks (A SRV S . 1 K i A A 1A H R R 22 5 51 9 R
174, &R BRI S E S, AT MNTREFERLES, @5 R
IR E HIRE G P AT B b B . 2. [F—RELMEHARAE,
St ) — R A (SR FH AR [ 43 % S 1), A B I A8 5 R GUR RIS L A ik
a4, MRA PR H T E N A A

5 PPN B 45t A B i 4 B 1) [ — BB AR I I 52 B H 1] 17 58 5
AL 5y B E BEVE S B vlAd, DLRANEINTEIE HTS (1 Hy 3 Hy 5 H) WFE
/NS B R B o S I | B U/ o a7 B = S S A R LS DA R /A
YT B IR AT AT T A, TR BRI AT e AR T R,
HESPFRZRAS ORER., BAM. GHEA) [, AFE 5 L R —H 4
SHEHAFHERMALGTN, BERWFELHDITH, P BLHRLRE 2R
FHRBH N SRR, JHEEOR EIRE X EEM . 2. TR
Lo ik il e £ R S AP R AHEA T, FHEBRK., DA AT
Ja, ARIRAE, DA R

AR HAPY A FIE T B A% I S A A AR SR A SRS Byl B, R IS IR A
SR G il T A o
432 REZBHIT AN EIUEHA

AR IR KR F A HITA

OB S A T A A TERS B BT A TESEN IA) H R 18138 5 4 I 7 T, 4R

MW AN G S HAMILTTH G 0], I A B P AR 0F SRS B 7R 22,
T WA H IR 1) AE 5y BRAE 5L (1 0 22 By e 1ZAIE 25 2 H S i B I o



4.4 FEMAESHRFEREASIEST

3ZEEN], FEREAE PER S RAME R IRWE L, WETTHBEREG R, 10
Aa)ie, SRS &R R AT, HET CPL mdy, Ak XU
R, X MBS — D A AR, TS HBEHEREW. 11 A, H
T U ATRRSL T MLF R, EEFIS. LPR AR, BHTTST, Ho%M 1
B FH YK I BRI, FFEREE MSCT 325 i A BRI T LLE,
b BB EFRs KRR, ARG, BN 12 A, BT 11 AflEL PaT
I, OB SRR TN, R\ AT IEZEE . 12 Ada), f
FEANIL R M BUR G, R B AR 2 B R LT I () 475 oK Wt {40
BE— A R R IE RS, T AR R dr KIS T . SfARE, 2019 4 4 2
FE AEZESE Bk 4. 99%, YR 300 L3k 7. 39%, AMkARTE ik 10. 48%. o,
EE A e AR 2019 4F 4 P LK 7. 65%.

TERLBE I b, AR 4 R HGE A 5 1 bk 3 U HE Ok 4 5 B3R, SR &AL
AN TR E TR, AR S HR IS AE b 10 &0 T W FAEE [ 45 44
45 HREFHNESKGRN

AREW], ARESGHFER KRN 6.89%, [FIMDILG: L R RN
7.27%

46 WEHNEEANARSHE AR ST FHEMEH KA
AT G AR T 7R U A SRS TR

§5 HEHEWE

51 #HEMREZEESHTAGHNR

¥ 5 it H &H () AR S B R (%)
1| B 6, 628, 638, 772. 63 94. 25
Hor, e 6, 628, 638, 772. 63 94. 25

2| [l e e $ T 168, 000. 00 0. 00
Hrer. i 168, 000. 00 0. 00

TE T SCRRIESR — —

3 | HEREE% — —
4| ERbATA TR — —
5 | ENRELEBZ” — —




I ENEI A TEON T
i

RIT MG T & e Gt

384,016, 510. 70

5. 46

HoAth 55

20, 162, 788. 50

0. 29

ait

7,032,986, 071. 83

100. 00

52 WMEPRBATIARPBERKAS

52.1 HMEHIRBREBEZITUIROFARERRA S

A

A5

~eE (o)

i 5k

SHE P E L (%)

A

KM i ol

B

KBk

C

i pER4

4,578, 4717.

0. 07

R T BRUOKA A
Bl

i

R E

Al . At EEBOL

=nl Rep i Resl Neol Bl ww)

18 FE O

—

FRAEH. BT B AR
Iy

3,278, 139.

el

P il

AL AR 55 A 55 Ml

BHABE FOMBAN Sk

KA IRBERT O 3L B i B b

JE R RS BRI AR 5k

#E

PAMM2TAE

B AR

2R =l F-= i Ravl Nenly Bo=) B—) Bl =Sl S

22 /N
LiE

it

7, 856, 616.

522 HREMRBHERFZTUIROFARERRAE

e TN NRME o) |HEESTEEE RS (%)
L N NN N 1 — —
B | Rk 87, 566, 580. 60 1.25




C | filligk 2,967, 939, 694. 00 42. 42
D E;ji‘ AT REBORE R 263, 472, 974. 83 3. 77
E | &5k 321, 081, 387. 80 4. 59
F | iR mEE 33, 889, 049. 48 0.48
G | ALiEisH. OhgFIHEEOL 215, 860, 533. 98 3. 09
H | AF1a gl — —
I jiﬁiﬁ%ﬁﬁ\ BAFAE B AR RS 289, 299, 704. 93 403
J | &Rl 1, 751, 599, 065. 46 25.03
K | =k 517, 007, 444. 39 7.39
L | MEEFR 55 g5l 138, 844, 723. 50 1.98
M| BRI AR 55 — —
N | ZKF IREERA F 5 e E — —
0 | mRMRS . BEAHA RS — —
P | #E — —
Q | PAM4TE — —
R | 304k ARE R Rk 41, 220, 997. 00 0. 59
S | &E — —

=aih 6, 620, 782, 155. 97 94. 62

5.3 REHIREA RME HE ST FE IR/ R PR B3 R 4

53.1 REFRBHRFZA AME SE ST HE AN EEFR T4 8

L% g
Jr5| B SR ARhE | IR AR | BE (D ARMME o) |HEETEEELS] (%D
1 | 000002 |5 %A 6,697, 723 215, 532, 726. 14 3. 08
2 | 600030 |H{SIFF 8,479,800 214,538, 940. 00 3.07
3 | 000651 |#& fyHngs 3,035, 795 199, 087, 436. 10 2.85
4 | 601166 |34MVERAT 9,977,493 197, 554, 361. 40 2.82
5 | 002415 |5 EE RN 5,976, 700, 195, 677, 158. 00 2. 80
6 | 600036 |+HFEERAT 5,201,926| 195, 488, 379. 08 2.79
7 | 600900 |KVLH A 10, 528, 756 193, 518, 535. 28 2.77
8 | 601398 | T.Ri%RAT 32, 870, 300 193, 277, 364. 00 2. 76
9 | 601328 |AZIHEAT 34, 304, 639 193, 135, 117. 57 2.76
10 | 000858 | #3 W 1,445,919 192, 321, 686. 19 2.75

5.3.2 MEHIRBIRS B IHA RUHME G2 ST E AR/ P I BT L4 i
FEHREAH

10




roelmem| s we g | 2R OO g s vsnmiem o0

1 | 688111 [&1L7pn 14, 659 1, 885, 587. 17 0. 03

2 | 688029 |FEfEE 10, 568 1, 667, 207. 68 0. 02

3 | 688002 | &AL 25, 672 951, 147. 60 0.01

4 | 688099 | =Ry 15, 597 815, 567. 13 0.01

5 | 688010 |#EYGHHy 17,276 705, 379. 08 0.01
54 WEHEPRERSTF BT REOBFRELE

575 7 i AR E o) i 35 4 BE 2 HHE LA

(%)

1 X i g7 — —

2 P47 = — —

3 SRl figs _ —

Hor: BURME SR — —

4 AT — —

5 Al 5 B ik % 5 — —

6 Hh Y R — —

7 A EEAG (T AZH A5 168, 000. 00 0. 00

8 [F) Ml A7 HR. — —

9 HAth — —

10 &t 168, 000. 00 0.00

55 MEHIREA RME HE ST FHE AR/ PRI T A R 8 A

75| Ay i R e (k) | ARME Co) |HEE T EE R
1 | 110065 YER e {5 1,680 168, 000. 00 0. 00
5.6 WEHREARME S ST EHE EI K AN HEF BT+ 2 B P XX RFiES

BRI
T ARBEGAM A AR RS AH B SRR

5.7
2

T ARGAMREHIRRFFA 5t E

B

WEHRE A RNE S SFH = HERFIR MR RE R S REEN

5.8 WEHIRIEA RAHE G ZL 515 LU K/ FF BT 048 BUIES R 9 40
E: ARSARE AR FABGL.

5.9 MEMRAFEEHTPBAEARIZ 5 E LA
5.9.1 WEHRAEE B IBHEH KR8

N RAMEAE B BE THOT)

PR S A s ()

11




| AR IR A I e A8 B (1) -

TE: AT AR WIAR AR BB I fa i
592 AERGHFBIEMRKBREBUK

AR G B R S DO AR I RS B B, 2 BRI AR . 5 S A ER
IR I BT G 20 0 Ak 7 A IR I BT AL AT AR R, BRI SR B 0 2 T
(K122 53 AR o

510 REWRAE S EHERHEMIAKR Z 1B LU
5.10.1 A HAE fREA R B BUR

I GIRIEREFMLE, ARV E U

5.10.2 R EFARAZ S T H K B A0 R K5 S5 B 48

N RPHEZB BB o) —

[ o 391 B BB A e (o) —

[ U B A A SR E A s) Go) -

T AT G AR A B R R B [ A O
5.10.3 A3 E AR 1% 5P

AT AR IR AR 5L [ I B2

5.11 FRHAESWEMIE
5.11.1 HHAESBERNIT T RIS N RITEE AR T HABBEE LR
AT, HAERSRFIBIT—FEAZIATER. LTRER.

AR i H AT — N, AEREEFAN “RFA 7 BRAT AR TR B A
AIRAF (CLURERR “AF” D), B TSR INCE OSSR E M s,
E AN E R RIEIINT 77T 2019 45 6 H 26 HXFAFEH T3k 5 o iAT Bt
$i GRAMER[2019]27 5 &

NS E VI REAN GRS, IR HHME BT B S BT R B R

12



AIEEFFA KR 9 HUEZFAIRAT BRI E AT LR A

FEAR T Gt H AT — A 2B AJFETT. A TS

%

5.11.2 HHESRRM A+ L RERTEHEE S RM e &R EE,

0T YT AL S B B I R 44 SR P A R R e B S AN ISR

5.11.3 HAFE =,

5 YRR

s
d

el o)

FHPRIIE

317, 094. 32

IS 73797 B K

19, 455, 699. 37

IS IBEAR

SRS,

77,298. 10

JS2 AT FR K

312,696. 71

HoAt NS

e P

HoAth

Neli No ol KN | Ropl &) i E=Ny NOUH B\l B

it

20, 162, 788. 50

5.11.4 W EHRFFA 1 A TR BOH K w] B #ef5i557 A 40

T ARSEGAM A AR RS AT e B R AT 3 et 7

5.11.5 |REWRET T4 REH AT E Z R B AU H

5.11.5.1 HIRIGHEBEAT + 42 R AP AAAE T IE 52 PR % L ) 4t B

TE: AR A IR TG EA BT AT+ 44 B 52 RS Yt 32 R PR B 52

5.11.5.2 HIRBRBHE T LA BRE P AEREZ BB LK B

SRR AR

it 52 BR & 2>

SE ARt

jmm JLEE 1> L S Nraghf==lhsvaA SRV O
1 | 688111 | & 1idpidy 1,885,587.17 0.03(F}H it BR
2 | 688029 | FEfMIE: 1,667,207.68 0.02/H 1) 4R PR 5

13




3 | 688002 | FAikgh 951,147.60 0.01/F}H b fK
4 | 688099 | FhLEA 815,567.13 0.01/R}H a1 BR
5 | 688010 | #&E)6/BAy 705,379.08 0.01/F}Ha i BR &

5.11.6 BB AW E MERHASCFH#HRE D .

DRI DY e FL N AL, 36 B8 4Lt 2 o T AL o 49 B9 B8 23 T A 5 501 T g

TR,
§6 HBAEESEGLHTI)
HAL: Ay
. FEPIEEG eV | 5 E LRG| 5 E L E G
> B | SRR BB | EEIR Y %

0T ST A < B

821, 765, 628. 00

821, 765, 628. 00

6, 515, 227, 362. 01

5 ST 1] 25 <5 5 HR 473 40

16, 887, 374. 68

Ul A1 T U B 1) 3 < A T [ 5

551, 963, 388. 38

575 1300 1) 5 < 45 0 AR B 47 A
CHr gLl “= 3551))

-13,991, 511. 00

-13,991, 511. 00

230, 099, 669. 49

7 S AR < i 0

807, 774, 117. 00

807,774, 117. 00

6, 210, 251, 017. 80

T Pe AR WU AR B < = A A2 8] R C X e 0 S A AT S5 1) 3 0

§7

7.1 BRSEHEAFEAESHIEINENR

HEEFHENZH ERREWUFARESFIL

A I E BN R AL 0

oty BB R] SEN / FR T A A

Fh ot A 30 18] S HY /B[] A4 0

S AR E A AR A

S IR R BAIE & 05 2 & S Bkl (0

14




7.2 EEEENZHBEARERHEARE ST H A
VE: AR AR I < 08 BN RS FH I 8 < B B S SR AR S 4

8.1

9.1

F

9.2

9.3

§8 UMBEEIRHIHAMBEERRFE

WEH AR R EEHERFAFESHBLAIE BT 20% K F 5L
T ARSEGAM A HITC B BB 1A S 0 DU B S5 20% 115 5t

§9 HENXMHFBER

HHEXFE X
Lo AP IR et B ST & R Al AT b 2SO i R SR TR 3B 3 < (1 5

& IR EA S SR O BRI R R e RS
B IR A AL e F R B GO IR B B R E PN
r [ GIE fh 2 v 1 R R 4 A PR A A SO
v I HAE A A SO AR U OISR AR U S U S5 R S AR R B

6. A A LEFR T b B R S A

PO R

E (i) BHE SRS XL KE 1196 Sy akk R 27-30 JZ
ERGTR

BEERN ARG BAEER, FTENAESEHNE BHESEHARAR.
L. 95105686, 4008880688 (&[H%i—, HKiigE#H)

N Ak http://www. fullgoal. com. cn

E[

;

&
&

(|

o1 > w0 A\
’ M Y

W EESEHAR A
2020 £ 01 H 17 H

15



	§1   重要提示
	§2   基金产品概况
	§3   主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.2.1 本报告期基金份额净值增长率及其与同期业绩比较基准收益率的比较
	3.2.2 自基金合同生效以来基金累计份额净值增长率变动及其与同期业绩比较基准收益率变动的比较

	3.3 其他指标

	§4   管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 报告期内本基金运作遵规守信情况说明
	4.3 公平交易专项说明
	4.3.1 公平交易制度的执行情况
	4.3.2 异常交易行为的专项说明

	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内管理人对本基金持有人数或基金资产净值预警情形的说明

	§5   投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.2.1 报告期末积极投资按行业分类的境内股票投资组合
	5.2.2 报告期末指数投资按行业分类的境内股票投资组合

	5.3 报告期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.3.1 报告期末指数投资按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.3.2 报告期末积极投资按公允价值占基金资产净值比例大小排序的前五名股票投资明细

	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.9.1 报告期末本基金投资的股指期货持仓和损益明细
	5.9.2 本基金投资股指期货的投资政策

	5.10 报告期末本基金投资的国债期货交易情况说明
	5.10.1 本期国债期货投资政策
	5.10.2 报告期末本基金投资的国债期货持仓和损益明细
	5.10.3 本期国债期货投资评价

	5.11 投资组合报告附注
	5.11.1 申明本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、处罚的情形。
	5.11.2 申明基金投资的前十名股票是否超出基金合同规定的备选股票库。
	5.11.3 其他资产构成
	5.11.4 报告期末持有的处于转股期的可转换债券明细
	5.11.5 报告期末前十名股票中存在流通受限情况的说明
	5.11.5.1 期末指数投资前十名股票中存在流通受限情况的说明
	5.11.5.2 期末积极投资前五名股票中存在流通受限情况的说明

	5.11.6 投资组合报告附注的其他文字描述部分。


	§6   开放式基金份额变动
	§7   基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8   影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况

	§9   备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式




