HHEREG R ERSEIEH R TR
& 2020 FE3E 1 =EHRSG

2020 &£ 03 A 31 H

EEEHEN: HRESEHEARAF
BEEEEN: PEHBITROAERAR
EHHB: 202044 H 21 H



THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

§1 HEERR

HEE N MHEF S KEFRRUEARR G TR GRAAERRICE. RFPUERREEX
B, X H A B S AR AN S8 B AR A I ST THAT

BEEFEE N EHAT R AR A FRIE AR S A FHE, T 202044 H 20 HER T A
5 I S HR AR I E RIS GRS SN, RIER AR AR R, #*
SERRIAR B ORI

B KU DL H . B iR ST 0 SR HE R IS F B & W e, (HARIE R & —
EHF .

G WA SO AR AR KRR BB R, B 5 7R 5 e SR Al LA 4H
) B AN T 4 R 4E S U B 5

AR I &SRR G T

A A 202041 H 1 Hilg% 3 A 31 Hik.

§ 2 HE MR

AL AR RERE

H4 F A 004142

AN ] 004142

Y (e LTI R

BEEARAEMH 201743 H 1H

5 AR I 4 1 B0 433,198,864.62 ¢

B b KB G G R E A R B BT e e 2 R R G RCE ,

FEFEH AT S HTSE T, 15 OB AU [

KRG HCE S AT SR 8 A A 0 2 W0 S Bl A
PAR BB BRI TR AT T ECE. Wiigasmssa o
B, HERSEEAE. GDPIGIE . [ g B BB i
WETE, EARAR. BRMANL, FIREEZMIRIR ALY, [
i 5 SRR T I B B AT T, RIEBR AT R E IR oe
RABWERE, TERNHTRIFE AR R VT E W E
DRISAT MBS BEARTT S R J5 T A I BE TR st 7 e &
RIBE AR, RSB R T 1 B s

PSP BT G e AT G T ORI TR T AR P SR
PR RNG : AT GR A G BT AR B A S
FIPR SR SR L A7 £ FEME RS AN U BT SR 45, % T
TR N A TR R A A, AR FLARR KRR N PR 45 93 5K
W o

BOIEBCBE SRS ASE G BUIE 517 (4% 5% £ 22l iy

<=
2N
&
iR

LRI S V)




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

Wi RSCAE PA) A L i B 2 ) P o PR 2K —— A (R 5 7 A% LA S T
B EGRBNARIAA, RTINS, Bl 5 22 5 A
L BRI

PAR ISR BT S . N AP SR B F bR, ARG AR
WS BRTRTIR T, VB ORE DY H 1, a8 R is BRI Bt
EERATAE M .

R Y e BB Sk . AR g2 5 E U IR 7 A s
M2 T I A R GV S, AR SR R Al XS BRI 0, BA
EMRME AT EA R, EEIEHE N MR A ek
A

GO SRS I BT MG AEAR M KU RT3 T, AL X 58
PESCRFIESR AN T TR B A SRR (1 b A HEAT 55T
/AR MY RS IR BB SR N AV AR 5 B A SR TR AR
Bom EHREEOR. i sh Rz S o PRI A
B B RBB /ML S 7

Ak g b i v 50% X Y5 300 F5 UL 35 R +50% X FR 5 4 A R Bl s R
AFEGERATIES, EIFFHFRRES TR T U RS

A WA 2 AR AIE IR A S B SRR, TR S AN T XU = T B TR T 3
SR RES, RTREMES.,

REEHAN TP RS T TR A A

REEFEE A W B RAT I A IR A ]

S G FE A I FE S TR ARG RIERA A AR BERIERA C

B F IR AL GRS 004142 004143

Z,EEE;XTE AR 431,868,219.27 1 1,330,645.35 17

§3 EEMSEIPNESFERI

3. 1 FEWMEKahs

Bpr: NRMt
» WEH (20204 1 H 1 H—20204 3 H 31 H)

B & b

e AR e RS A B G RS C
LA B se a2 37,634,436.14 155,166.34
2 KR -2,627,631.48 88,960.13
) S A A A BAS B R
%Mﬁ?ﬁ%ihaﬁﬁﬂ 10,0061 0.0495
AR I B 1 E 448,958,098.83 1,366,414.50
5K I S0 A H 1.0396 1.0269
E: L. PRSNGSR AEERE NN SRS, 1h R E bRl

KPR TP E




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

2+ A O SE B ot i 2 e A A SN |

a) FHERAH R 2% AR A,

3.2 HEHERIN
3.2.1 A i I S 0 B (E G KR R L5 R L 47 b B v U 28 R B LR AR

B

HAtN (N5

N Fe i EAE B

AR A 2 S B as n_E A Se i (B 22 sh I s -

IR & R A A
NIZ55 388
B | SRR | LS :
BB - \M KRz | 00 | @@
@ 2D | k%O
HED
HE=AH -0. 59% 2.11% -3. 64% 0. 95% 3. 05% 1. 16%
FO T A o AR C
R R
W KR | SRR | IR | §
B - - fksssE | 00 | @@
© 2D | k%O
HED
HE=AH -0. 73% 2.11% -3. 64% 0. 95% 2.91% 1. 16%

322 AR e A RAARURES R T FEHE KBRS LIS RS R
m R H

HR S RIGRSAR TR EN KRS R ) 450 b e el 2 a0 52 B Pt th B

20.00%
16.00%
12.00%
8.00%
4,00%
0.00%
-4.00%
-8.00%
-12.00%
-16.00%

\/nj “l-',h"“"

H”'J

ﬂwj;:w wfﬁrﬂﬂnJhw |/”H

A

e'"""m'
‘ L"“\Lﬂr’-'.

_?;

,,?

Jis

v W \j\fih)

A
W II|| L] I‘]l\lli_h-vlkl

,rl

Sl

ru". h
- J l', [H '«rnlvl.""

ﬂ\ ‘J-". A LY

vﬁaf’

r.

T O
_

l
M,/
M\W 4

I
I

|

%

2017-03-01

2017-12-21
2018-02-18
2018-04-18
2018-06-16

2018-12-10

2015-02-07
2019-04-07
2019-06-05

2019-08-03

2019-11-29

a0 [2017-04-29

éé 2017-06-27
. |2017-10-23

#112017-08-25

==
&x

Rt

| 2018-08-14

a I
T
i
:\

52 2018-10-12

A B AR Tl E A

1...

=

8t]2019-10-01

=

2020-01-27
2020-03-31




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

TR B S RIHIRE CRITFE NI S [R5 bt 4 v 2k 3 B [y 52 7E Honf EL

20.00%
16.00%
12.00%
8.00%
4.00%
0.00%
-4.00%
-8.00%
-12.00%
-16.00%

.""“
L it

\)l\‘Jl ; ! | l.,-"lJr |

" sy Y *“H-me]"-tl

‘rqzl

vﬂ*‘tyr"ﬂl i Jf‘/‘f rglA\'}"»f‘l."b'w IIF/M 'L
\y W
" Wity

A
.'llld\.- ]Ifl A ,""-. e "4/ | II
v\ 1F1|I.'J“1h rl'-k. ],.' |"l.] i w IV

=

=

2017-03-01
2017-04-29
2017-06-27
2017-08-25
2017-10-23
2017-12-21
2018-02-18
2018-04-18
2018-06-16
20158-08-14

2015-02-07
2019-04-07
2019-06-05
2019-08-03

2018-10-12
2018-12-10
2019-10-01
2019-11-29
2020-01-27
2020-03-31

—HEEGRERGCENHENRE — i

=i
bt

P RIERACRIT ARG

§4 HHARLE

4.1 &AW (RESLH/NA)

w4

HA%

(B AR 2
MR

ERHY | BERMY

e
Ml
FIR

WL

EF

2017 4F 4
H29H

13

B, EHEmL, FRM. 2006 0\ 8 7 5
SEHARAF, EATHBTE R B B3
B oAl XSS B AR AT =
RIEEE, FEANTARRGTERG SR, &
il TR LSS AR, SATHFE R URIE 100 54K
TEFH R R4 BUFH 97 80 22 5 B i 48
BOUE S 4% B 4 7 UETH 2% 80 22 5 BT
IR BOE S R R S S . RIFH T
= BAE PV (TMT)50 %2 5 BT s 8 B0iE
KAV S B S B

(TMT)50 58 5 B4 Tit A e HIE 25 15 8 8 4 1k
Pedb 4. R R 4 50 FRBGIF S % FE
& FHRE IR IR SRR EU 0 GO S AR B
& R UERRAT IR B POE SR T AR 4
FH T ENIE AR V) 25 R 300 SFOF S 43 B 4
i IE AR SR S e R e
B, T R A B TR R L e e = R
I A R AUE R T R . FH R AR R E I

%4 00 k12 it




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

FERCR TG AC B VR A A S R A e R
KB O I ZE R S 5 3 o R
TR 300 fR AU R ALIE R B R A A . HH R e
1000 FEHH R BUF S48 T 3 4 . ARG R
TEAC B IR A R SR B R 4 R IR 500
FREOE R ANE TR S R IR
GRS I R R S R & 4.

T 1 AReH RSB IERBIPVAR &G RAMH, FERea IR H I
LR S4B EAE P AR R 2 WUE g At CERD HIY,

2+ UEFE AV AE IRV SRR AR AT I B2 GIEFFAL AL 52 B S IMED) Hok TR
ML VG FIAR SR IE o

4. 2 EENNRE A A B2 E M 5 B LK UL

FGEHNAEY: FEARMRE N, ARG R (RN R IR 55 3
SIE) « (ATFSFRIES R R R G BINE) S5 SRR RN L % TSt 4 ) F) 2
PARASE G 3 B R A L G SR A, A THSAE M B 51 R 0 B A Z
MZEETE, MR ES RTSE T, NS AANBRE A . ARG N, e
BAEREEEE N, EMERESRA NPT . FEERRTTEHE DB &H
FAERHEI I R E

4.3 NP5 E UL
4.3.1 AP 5 HEHIBATIE L

M BN QLGSR I T A B R, W IR A R AL G A AT
WRHN o FGEHNEN TP HEE AR RGN, ] 52 B0 2 0 e g 57
HEPREFT . ' E MA@ SRR, W RER R, WEE. %
PEABER BB BT BR 5y, 541G 2 BAE BB A AT BLE 32535,
A BT IR (A 7 Bl M O L RE P o 2R e BN A ST TR 17 9 B T 4
WG I, BB TR AL BB AL R AT [ 17 L

4.32 REZ 5T AKIE U

RGN HEERARRSTHEG AR H RS, T RREE TR FEA AT
Ty A 2t a8 ) ) S IR0 58 5 o R DR 5 5 2 45 D 45 % SRS e s ik 45 7 8 R AR 1 ) O
285, SEEHENZORM G R AL G LR MRIRYE, JFRFIReE, iy
RAGEIF R L AT BRI AL 5 S5 B ob

ARG AN, AREE G B IAL 5 B A2 A VA ENE L. S & F A R ERUT,
AR F ARG S 505 P AT 5E0 R B RA A8 5 AR RSB (1 058 5y Bl

5 T 12 |




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

IR 2 H RCSCR Y S%ITE S . 3R N IR AR R BLHAR A 7T RE -3 B A1 58 5 AR 2 e
BRERREEZHITNA.

4. 4 RE A E ST RIS E 2

WA, PR R, S5 MTEEKR, TRMBERAEXN R EHN A K’
ROSART R K, MWATICRE, AmAta . B4, HENL. lE. BFRMRETI
WRBEkIE A IE, ARNARS . R FA R, SRR, @B SRR K.
MEEFAERE, E NSRRI, BB S AT, 5 300 $8ECF 2 10. 02%,
HHIE 500 Tk 4. 29%, HiiE 1000 Rk 2. 51%, GkAREE Lk 4. 10%.

AR B MR AR T AT PR 2 R 4 R S DL A BB T IR 0 . IR BUR . TigiE
HILRE AT, RIS SR SR T A B AT AT, SRR AR T R SR 56 R AR S
K, TEIRNHTRIFE AU (R FR Atk VTS 22 W& B I8 AT B BUR St B8 AR 117 3% IR 5 0 5 [ A
FE, TERUEE e B R, RS R R S B S B A
KRTAREGIZIE, REWNRRIBEBRE.

4.5 IE N E S KL SR

WEIAN, AREEE A RO BUFEE KA H-0.59%, FHDLSEEER K2 -3, 64%, CF
AR 9-0. 73%,  [FIIML G HERE K 3 -3, 64%.

4.6 RE A EEFA NS T e EE i

W HN, A REAES " A TR MBS 0 8Ra NECE A — A ANeis
BT HEIR T LTI TS

§5 WEHABHE

5. 1 IREMIRESHHEHER

e i H & () of 4 R BE P IR B A1) (%)

1 | s 391,619,670.83 86.72
Hre SR 391,619,670.83 86.72

2 | EEeH® - -

3 | BhE it 20,707,895.67 4.59
b it 20,707,895.67 4.59

BEE S HFUESF
4 | REEET




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

5 | SRbTA MR - -

6 | EANRESRZE” - -
Hodr: LW mIE g SE IR E ] ]
SR

7 | RATERRGE R & &A1 34,947,919.90 7.74

8 | HAth#E = 4,302,143.14 0.95

9 | &it 451,577,629.54 100.00

5.2 MEWARIZATU A RHABRERZHE

521 REMWRIEATW A RRIENRERRAS

S ARt

o e ARBHE GE) '5%3%; f’ﬁm
A R R AR il - -
B P4 16,467,658.00 3.66
C pibER% 260,187,442.92 57.78
D M. #T7. BRARSOKAE PRI RO 8,594,212.00 1.91
E fEiEinA 15,193,658.40 3.37
F LR AMEE 4,901,542.31 1.09
G pabliibe e ] a4 3,673,144.00 0.82
H fEE Aol - -
I AR RS BRI IR 27,143,888.94 6.03
J K4 10,108,452.00 2.24
K 5 =l 19,344,758.20 4.30
L FR G AR 55 IR 25l 11,128,280.00 2.47
M BEEERE FEAE A RS 2,584,704.78 0.57
N IKFI BRI A LBt FE L - -
o} JE RS AEFEAN A AR 55 - -
P HE 6,086,335.86 1.35
Q TPAAI 2 TAE 6,204,171.22 1.38
R A ARE ERR L 1,422.20 0.00
S ZRE - -
it 391,619,670.83 86.96

5.2.2 A WIAREAT W KA BB TR A&

ARSI ARG IR AR A OB BB SR -

5.3 B HIRIE A fbHE G T #ELHIR/NHEF BRT+ 42 BRI R A4

SEEA: AR

J

i Z2 AR B SR A4 FR

= B

AfeiE Go

P A AU |
e (%)

7T U 12 |




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

1 | 002375 W sy 1,153,100 7,990,983.00 1.77
2 | 603696 LA 749,072 7,985,107.52 1.77
3 | 601139 RYNES 961,500 7,076,640.00 1.57
4 | 600737 HRORRRE Y 734,600 6,714,244.00 1.49
5 | 000513 I Bk A ] 169,900 6,673,672.00 1.48
6 | 600267 W IEZ 458,500 6,492,360.00 1.44
7 | 002028 B EA 358,500 6,456,585.00 1.43
8 | 000488 RS 1,320,000 6,309,600.00 1.40
9 | 002755 L6 5 402,651 6,212,904.93 1.38
10 | 603882 LT 110,218 6,204,171.22 1.38

5. 4 B AR T P RH BB RAS

SR ARt

i 73 kAl ARE Go) B TR E B (%)

1 | Hx6F - -

PATE - )

S RfigE 20,050,000.00 4.45

Horp, B 4Rl 20,050,000.00 4.45

Ak i 77 - -

Alb R R T I - -

TS24 - -

I RCIESE X5®) 657,895.67 0.15

77 3 : :

o N|oO|O01| >

oAt - _

10 | &t 20,707,895.67 4.60

5.5 B AR A FRHE & 2 & T E EL IR/ RS BT 144 7 305 A 40

eEEA: ARt

s \ v _ H e IR E
Fe | msrm | mEsR | HE GO | AniE Go | e @
Eefl (%)
1 | 190405 19 4k % 05 200,000 20,050,000.00 4.45
128099 K e AT 6,579 657,895.67 0.15

5. 6 & HWIRIL A FRYME o 2 8 B E B RN HER BRI+ 48 B SCRFIESR
B A

ABE G AR IR ARFFA 5™ SCRAESR

5. 7T ARG A A ok 2 37 @ E EL ) KNP B BT 144 52 R 3 B8 W
il

ARG EIRR AL EIR-

o8 T 12 |




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

5. 8 M HIRIZ A FRME o5 2 3= 15HE EL i KN eSS AT A BGIE R 3 B4
AT AR IR AR TGP

5.9 B AR A S B 9B 1630 6238 5 1 L A

5.9.1 i T HIR A< S4B (4 0 S 5 A0 4 2 A 40

Siaf. NRMt
VAN (N AR AR
oy e FER (U | BATTE GD ;T%ﬁ S
|C2004 |C2004 11| 10,932,680.00 | -307,520.00
1C2006 1C2006 22 | 21,344,400.00 | -434,400.00 -
NRMERS R AT o) -741,920.00
IR T E A AR R oD 2,463,327.87
eI TR B A A A RAMEAE S (6D -3,859,827.70

5.9.2 A He G BB S I BT B R BUR

NI SC BB B bs, AR SAEVE E XSS B A ATR T, DEMRENEK, &
iz AR I B S e R AT A o A SEG R RISt S L0 TR LF . 28 5 IRAIRATAT AT 38
SERERL IREHRASIBERCR, ARGEETIRE.

5. 10 M BR AT SR B I E R A 532 5 B i A
5.10.1 Z< A B 57 SR L B SR
A4 5 5EGHIEE A T AR5 T 0 ARG K, A S8 MR 4 KU
GHEN, UUEHIREAEE B, SRS E SO s BR A A IS E R . 1
TR ptd AR, RSE BN WA T AR R TG E R 5 AW, FERs % ER
GBI YE . WRE M B R AE , A R, ST ROR AR R
A, PR TR 2 A I AR UG

5.10.2 1 & R A< 2 S50 Bt 10 [ 6 30 S o A0 45 2 A 40
ARIEG AR WIRAR I B G5 4.

5.10.3 734 [ 5 9 B 3 B VPR
AT AR IR TG E 54

5. 11 HHEAAEHREMHE
511.1

ek WA B S A B AT T R AE SRR 19 R K 05 GIEFARAD 190405) | MG IEZ L GEFHAR
i 600267) « WY GIEFARES 002375)  HORRML GIFFARES 600737) M AbIIES (1)

9T 12 |




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

RAT EEAR AR E IR WA, AAERE s i —FAZBATFEDT. AT
i

1. 19 &K 05 GIEFARAS 190405)

WRAE RATIAH R A, ZUEFFRAT NEIRE AN BIE A E . SR Rk, S
PR LR R 55 B A5 BB ER R R ™ iR S RIR R, 20O B EN AL T .

2+ WEIEZL GIEFRARES 600267)

HR4E 2019 4E 8 H 1 HARAIIMR AR, 1ZUEFRRAT N F= S AN b A W 24 5 3 )
B 1) L 45 S R, 8745 B U A 5K B

A% 2020 4E 1 H 6 HRAMMKA, ZIEHRAT AR BB RE, RIKIEBITIH
TR & M TR SS B4R PA T 3K

3v WEBA GEFARES 002375)

HRAE 2019 4E 10 A 10 HEATHIAHRA S, ZIEH KT NFARRKIEBAT IR Sk H H B 5
SRS R AL AT K

MG 2019 4 10 A 22 HEATKIMRA S, ZIEFHKAT N AR EAT I ST B R BL55
el JR) P T X 45 JR) 5T A TR IE

4. HOREE GIEZ#4RES 600737)

WRHE 2019 45 7 A 17 HRAIM KA, %ISR RAT N RIS BAT I ST E R Bl 45
JRRIBELTHARTF R X B R 512 HUE .

4% 2019 45 12 A 5 HRATIMR AR, iZIEFRRAT AR RMKIEBAT I ST E R B4
JR R TRARIF R X B R 572 8UE .

Xf PR SR BB SRR P B BB s ARSI UE IR I BT PSR AR Y A A A DG
VR 2 =) ] FE PR 25K

%

5.11.2
ARIE SRR+ 44 B R A B R S & RN ) &Ik 2L, A S48 I B
FIAAE B BR  SE A5 N SE N
5.11.3 H A B P4 ik
EEASL NRMIG

s HHK B o)

FHARES 3,905,830.07

ICIESR i 5K

YR

JSZ AT FR UK 2,116.85

oAb SYGK

1
2
3 -
4 | RISCRIE 394,196.22
5
6
7

D

10 5T 12 W




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

8 HoAh -
9 &t 4,302,143.14
5.11.4 # &5 HARFEA 14T F B B v] % e £ 55 HH 41
AFE G AR FAR KRG A T3 AR al #3525
5.11.5 & AR BT 1 4 B = P A 7R U 18 52 PR 15 140 T 10 B
AT A AR B AT+ 44 B E P AN AR B 2 PR 1 I
§ 6 FEEHHZE
BT Ay
IiH RS RIERE A RS RIERA C
5 B 3 4 1 AU A 437,349,355.34 2,734,601.15
A A A 1] 5 4 A HR DA 7 182,974.49 300,492.98
ﬁ ﬁ l‘_Ll
g% TR I S B 5,664,110.56 1,704,448.78
5 W A) 5 & R AR By
AR LA
e W R IR A 0L 00 431,868,219.27 1,330,645.35

$7 EREEHENZHERRERHELZSENL

7.1 R&EBNFHAESM BRI IER

AR I 2 i BN TE IS HY A B R A S R O

7.2 H&EHNIZHERR SRR ARSI 5 WA

At N 2k BN T is H A B e i s A Sk

EAIEPZ YL

§8 MM HE RKPEMERER

8. 1 iR N B — B R H R R B &Mtk 2 s 5 70 2 — RN

e HA P B FE S B T WA AR A L0
B B e mEit ) ey
) T | AR B 200% | B G FH 43 %5 2 [m] 43 5 ES SR o
. 54
4 s [ [X T
LA 1 | 20200101-20200331 | 105,699,308.50 105,699,308.50 | 24.40%

o110 12 m




THR A A R0 B R A RIS B0 R & 2020 4E 55 1 A h

Bl 2 | 20200101-20200331 | 211,399,308.50 - - 211,399,308.50 | 48.80%
GIRE 3 | 20200101-20200331 | 105,688,819.99 - - 105,688,819.99 | 24.40%
I iR AR

AT G AFAE B — GO R 2 4 0 A0 LU A9 ik 1) SRR ik 20900155 O, T R 2 HH B O [ 5L 28 [ 40002 ] AT 5] A 22 4 1 A2 I

FLeE, RIS A X, JE < BT BE 0% S I AR I < 03 77 DARDXT J A B Rr A7 N ROTRE [l FR I, 07
WA N FT RETC I b N B [l 5 AT (1 4 B 2k A 01

T R R A A G P B Y & N iR OR B NS R S 2

§9 FAENMAHEXR

9.1 FENXMHHER

+ PRI I B B O o A v A ST T 2 < PR PR W AR ST

2~ Hp RS B A T B A AT A R C LR 5 R AIE S AR B I W ST K S A
3. (HHAEE G ER SRR L e EF)

4. (HHEES RIEEE RS IER R SRS E I

5. (IHRARS RIGH BIR G RIEF R S SR M )

6. FEEE B B HLAE . B L U

9. 2 TR HH

T e < BT PR A )
Hodik: o ERYIR R OKGE 7088 S RARAT KE

9.3 &R
PRSP R A EA TR A T EEE S, A, o e e R P S04 T 3 4
S PRA PR N F 2T

PR ESARE BE LN, TR AAESEEAHEESEEARAA.
BRSO TR 400-887-9555
Pdk: http://www. cmfchina. com

RS EHARA A
2020 4F 4 H 21 H

12 T2

p=il




