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IRYEAIE G 5 [ rhe kgl as 5 70 Be” I et 7 RO A G SE , AR AR TS T R
BATFIE RS, S E FRME.

5 FTEAMRSE

51 HREMAXEESIEE NI TFEHFLF Y

AAREIIN, AFEEARE NAEX R HAIE 500 52 5 BT R B0k F7 4% 3 5 G 6 6 (LOF)
MFEELRE S, G IER R EVE) MR & SRR RE , AR
WHEIESEMIFFH AR TN, BERPUSTOUET 1A EHE NN 5

5.2 FEEANMEHNAESERBEEATRE FETE. MESESEL RS

AR A, R IR 500 22 5 R TFTBGRAR BOIE SR 558 JE B R G (LOF) U BN —— ) R
B HATIRARAES R HIIE 500 22 5 BT MG HEEOIES R B3 2k & K%L & (LOF) R BHia /| Sk Bt
PAHFETES . SR O R RIS AR T 5 e 2 TS SE M L, AEEAE TR R S e B A
ANFIZR AT, AR BB ISV E L WA S S R AT . AR A, R HIIE 500 %2
5y BT TR A B 57 35 98 2 DR ik < (LOF) AR AT A 70 i o

5.3 B AR A G IS EREFABRREE. RN TBERRRR

AATE NHGER T Rk S8 PEA B 22 =) 4 1) A A & PiE 500 52 5 BT TG BUIE 7 #5578
BEGIRHIE £(LOF)2020 AEA R & FR IV 5548 bR . HMERIL. FREDBCHEOL. W5 aitaah . 55
MEWMEHENFIT TIZE, DLERNFERS. Mg,
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6.1 HHAMR

SR TTRAIE 500 A2 5 B i HE BOIE S VT 5 4 42 (LOF)

6 FEEMFETHRE CREHD)

WG IEH: 2020426 H 30 H

B ARt
w LB AHIR FEEREER
20204£ 6 H 30 H 2019 12 A 31 H

# - -
BATHEK 6.4.7.1 260,476,995.38 385,156,800.38
S AT e 15,174,750.96 45,334,003.04
17 H PRAIE 4 11,993,422.47 506,647.97
5L Gy M & g 6.4.7.2 3,342,944,307.17 4,091,018,328.07
Horp: EEHRE 1,021,919.67 8,783,949.48

FEEIR 3,341,920,950.60 4,082,232,378.59

fidr 4 Bt 1,436.90 2,000.00

T RIS R - -
AR gt = 6.4.7.3 - -
SENIRAE Gt e 6.4.7.4 - -
EYSCIE 7 K 21,997,292.22 -
IR R, 6.4.7.5 23,812.02 85,362.23
INAidive] - -
AT FR T 12,079,041.02 5,486,672.69
1 JE A3 AT - -
HoAh Bt~ 6.4.7.6 5,760.00 2,571,799.36
gt 3,664,695,381.24 4,530,159,613.74

e AKHIR R
SRR AR WEES 202046 A 30 H 2019412 A 31 H

f i - -
JL B fE K - -
5T 5y 1 4 kA £t - -
7 28 4 il 47 5t 6.4.7.3 - -
S H (B 4 i % 7 - -
AR S S K - 112,003,521.21
JE A T8 ] 3¢ 22,593,451.08 18,607,997.96
A N R T 93,746.11 168,026.48
AT 18,749.24 33,605.29
IV RE: S & 298,770.04 432,799.02
IEATAE 5 B 6.4.7.7 170,724.96 107,858.98
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SV AZ it B 1,996,718.22 -
A S - -
A ) - -
196 9 T A9 47 5 - -
HoAth 471 £33 6.4.7.8 160,568.92 214,812.35
fifii it 25,332,728.57 131,568,621.29
A E M A - -
SR 4 6.4.7.9 3,199,568,811.81 4,416,718,851.39
KA ECA) 6.4.7.10 439,793,840.86 -18,127,858.94
ECEZy & hennn 3,639,362,652.67 4,398,590,992.45
B AR BT & B A e vt 3,664,695,381.24 4,530,159,613.74

e RE#EIEH 2020 46 A 30 H, &K HHIE S00ETF B4 (LOF)A R 4dE A R 1.2839

Sl

6.2 FlE*E

S HU% 1,806,888,838.53 115 Al A 3,199,568,811.81 1.

it EEM: TR HIIE 500 52 5 BT IR BOIE SR 5 B 2k 2k 2 (LOF)

, Rl 1,392,679,973.28 13 | K HIE S00ETF BiH: C FpAn#iti+{H A\ R 1.0246 T,

AR 202041 H 1 H%E 202046 H 30 H
Bhr: NRoc
A3 AR AR
I H xS 2020041 1 HZE 20194E 1 H 1 HZE
20204£ 6 A 30 H 20194 6 H 30 H
— A 487,491,642.80 453,304,416.94
IIFSY PN 1,201,364.21 1,183,101.16
Horp fFECR BN 6.4.7.11 1,201,351.27 1,183,101.16
ezl ON 12.94 -
L SRR AR RN - -
SEN IR G Rl = IR - -
UEF5 H A RSN - -
W v IBSUON - -
285 (F Kk LA 1) 188,015,986.92 -34,520,152.63
Horpe REREIWE 6.4.7.12 3,207,620.51 2,877,801.10
FEER T 6.4.7.13 171,432,197.36 -47,253,567.52
i vt as 6.4.7.14 5,149.43 -
BE S RRIER R U A - -
il Ay (Gl - .
A T HIE 6.4.7.15 13,262,601.93 9,842,636.04
J R 6.4.7.16 108,417.69 12,977.75
A RMEL B (RIS | 6.4.7.17 296,760,106.57 485,353,042.51
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A

A5 EE (R LA — 5 A1) - -
5 AN (45125 BL<-"5-3HE1)) 6.4.7.18 1,514,185.10 1,288,425.90
W = %#H 4,794,855.70 3,698,368.45
1. BEE R 843,646.03 660,702.04
2. FEE® 168,729.15 132,140.43
3. HEMRE 2,366,609.98 1,982,082.82
4. oA 6.4.7.19 744,691.50 788,043.45
5. FIESCH - -
Forre Sz [0 S Rl 7= S H - -
6. i Hm 530,155.03 5,044.51
7. HAhPEH 6.4.7.20 141,024.01 130,355.20
h—y N . Y o¢e 99 L

ﬁ:ﬂ) FHREH CTREHN - SH 482,696,787.10 449,606,048.49
W PSR - -
M. $AE (FTimble-SEHE1D 482,696,787.10 449,606,048.49

6.3 FrEEN R (EaeiE) R

St AR TR 500 A2 5 T R BOIE SR Bk e R AL 4 (LOF)
A 20204£1 H 1 HE 202046 H 30 H

e ARMIG
A3
B 20204 1 H 1 HZE 20204£ 6 H 30 H
S & R EAHE &R &t

—. VI A AR (S
SAFED 4,416,718,851.39 -18,127,858.94 4,398,590,992.45
T REISETES AR
B ER T CRITR
¥izp) - 482,696,787.10 482,696,787.10
= KRWFEES M AL 5
AR EA SN

Bl D DL 5 38 1)) -1,217,150,039.58 -24,775,087.30 -1,241,925,126.88

Horp: 134 HIHR 2,512,161,969.66 38,207,087.92 2,550,369,057.58
PRE Sy S IR e -3,729,312,009.24 -62,982,175.22 -3,792,294,184.46

V9 A ) 4 A AR A

N BOAIE 7= AR ) J 4 15

HAZF) G k> DA

HAD - - -

T R AEEN & (G

GED 3,199,568,811.81 439,793,840.86 3,639,362,652.67

o H EERERT LI
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201941 H 1 H&Z 201946 H 30 H
e R EAE FAENRETT

—. VI A AN (G
G ED 3,238,045,004.73 -631,075,772.76 2,606,969,231.97
T RIS ETES) AT
R EAR N (ARWF
bizp) - 449,606,048.49 449,606,048.49
= KREFESHEAL 5
AR A (F
B /D DL S 31 1)) 1,102,387,828.48 -69,188,989.07 1,033,198,839.41
Hp: 1S HIER 4,929,975,609.98 -354,664,738.31 4,575,310,871.67

2. 548 R K -3,827,587,781.50 285,475,749.24 -3,542,112,032.26
VO, A8 S ke
NG EE A 72 AR ) 26 4 4
HARR) (FHE B> P
WA - - .
T WEORFTAEN G (F
EoREIED) 4,340,432,833.21 -250,658,713.34 4,089,774,119.87

IR 55 R AR 7 o
AT 6.1 F 6.4, WKL TIMTTNZEE:
HEEHAMTIN: IMEH], FESUTTERTTIA: SR, PRI KgE

6.4 WRMIE

6.4.1 E&EAREN

IR HAIE 500 38 5 RFFTSGIR B S48 B F S e i 4 (LOF) (JE44 ) K HhiiE 500 Fa450IE S5
P HEG (LOF), LU R RIAR A ) 4 i [EIE S5 W B 3 2% 01 4 (o [BIIE M 457D 4F I 17 7] [2009]982
SN, HESKENTRESEIARA AR (RN RICHERE R R SVE) . (A5
PAUEF BRI R T NE) S50 XHE M (K HIIE 500 FEE0IE 5 B &S A ) (54
29 (T RE 500 22 5 BTGB BUIE S B S e & (LOP) JE&A1H), DAURFifR 44
[[”) S, T 2009 4 11 H 26 HEEMAL. ABESMESEFIHA N RESEHARAA, He
FEE NN E LRARAT R AR A Ao ARES O b EIE 2% %, JFT 2009 47 11 H 26 H k153
o

AL L FLAERA A 2000 4F 10 A 22 H% 2009 4 11 A 20 H, NRAMAKAIL S, FEHRA
T, HIREET S N AR 8,635,797,223.98 J6, ARG HCH 107,956 F . Hdr, WEKIESE

S FEHANE Z i A FARATRLE I AR T 634,322.52 76, #WBEESEFNA LT AESH
2 19 i3k 56 7T
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WA NFEEGIK P o AIEGHER CREHEKSITINESZ AR AR T . FeE T 2009 4
11 H 26 HARL, Fea AR RESMnHUE ATy 8,635,797,223.98 7.

R AT G R E BT 2013 4F 10 H 11 HAA I €T K ik 500 48 8OIEF# % B3 5 (LOF)
G WA NKSPRDUERA ), AHEEATFE N R S00ETF kRS, ARSI
JBeFeATE, S5 s SOB IS A A F A B AR BB 55, AR R 4 B R R AR S 4
AR B AR RIS Bl BEE I BEEAIGE . SR S mAEa AR KAl
2R FEIRAH DRI B v BEIIE I 2 AT S E HEAT A8 280 €7 R ik 500 4R BUIE 77 #5 5 F: 2 (LOF)
FEEEF) BTN R HIIE 500 52 5 BT BUE R B B SRS (LOF) Ee AR, J&

(7R HiIE 500 fREGES BT S (LOF) FE&AF) [FH KA.

AT 2016 6 H 15 Hid, KESEHASESEEANDE B, HFRPEIERS8S,
FEJFA 3 B FEAME E 48B3 50 C RIS ML, [RARHIE Ny A BRESRH. A RIS HBEN ik
25 I BN b RS B C S5 AT IR DT, AR B A AN R I P SO I I 3 L, T AN 32
HEMWRSN: C RIESHBUEN G S I N KRS E AR AR, EREF NG, Pl
F AN AP . HE B, T AA SR B 7 i HR AN & IR ST 9. ARG A RHEEE
B FR O S5 B B AR S N PR T e A TE S C REESMAE S HIGFIEEE . PR EE S 1 A
GBS, FE T RS BUFE . PSR EI [A] AN AH B 4

AE4T 2016 4F 6 ] 15 HEZG et CIRILGMA, SR AN A R4

ARFE4E 55T 2020 4 8 F 25 H B A4 AL & B N SR G048 ALt .

6.4.2 LUHRR I Gl 2R

AR K < WA 55 AR AL RV B AT B b 2 TH I CBLR fagfRe finl s v ) Feb B IE i 4
RATII T EEBATI IS AR (A RE Gt I 7E B S TSRS BB 7 Tt 2% T
UEF BB Rl W AT A T H Al S 5 4R A

AR 55 F AR CARF SR 2278 9 L il ]

6.4.3 ARV STHEN X HADA SSHLRE A7 9

I Gk 2541 1 G ) R £ i 2 DR v TR M 2 SR 1 56 6 A Tl S 55 R R 10 G
FEMER, HSL, seREH R T KR 2020 4 6 H 30 H I 55 IRGL LA f2 2020 4F E 24 4 E AR
RRNHE G 5 AR B T
6.4.4 FREFFTRAMSIBOR. SvHlivh S RaE—BEER & — B0 3

AREEG AR TR 2T BOE . Sttt 5l — W R R S A — 2
6.45 STBURMSTHETHRE K ZHEEIER UM

~
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6.4.5.1 2TBORAEER VLN

AR FE A AR I 1R) T 75 Ul W A B R ST BOR AR T .
6.4.5.2 it tTHAREKIVEH

AR FE A AR WA Jo 75 Ul W A B R il T AR B .
6.4.5.3 ZEEFEIEHHH

ARG AE AR WA Jo 7 U R R i Z2 R S AE .
6.4.6 B

(1 ENFERL

EZE BEE) AZZ EMEBIBLEN 1%0, LT

(2) WEMERL BB #F 2N A5 #0E 2 Min

R BER . E X% S RIWR[2016]36 530 (O T4 HHETT & A SO B S @A) 1
e, S SSheitdE, B 2016 455 H 1 H &4 0 A 4 T BV SE R AR A, SRl
NI RTE L, S E B SO SN IGE R . SRR mAE il LRSS IR LA E RN
B MUEF R RS RIS, TGRSR S5 R G) BN is a3 i EE
7 RO R AE R BB T #T7 BURFBRLE MO BLA S il R AR SRR RSN S A A L
13 BINAE SO F

R B . EX B LRI F[2016]46 530 (& T1E— 5 W 4 T T 8 oo ik R SRl A
FRBCRAEF) BAUE, bR I B 208N R & S Bl &l 95 SR BURTE € Rl i o7 IS
FROA) SN S T < it [ AT SRR RN 5

MR EGH  E XK A5 e R FL[2016]70 530 (& T RbHLAA [FEDL AR R SR G (8 Bl BOR I #h 7818
K HIRLAE, RS IT A KT SR N IR B G R ok 5. [FEAEER . [RDAR 5 DR <R
77 BT RO A SN J& < Rl R AT SR AR HON

MRPE B B K55 5 R Bi[2016]140 53 KO T4 Jrth= K. 2EHBIIRSS 5%
BRI BORRE R BIRUE, SR IsE R A R E RN AT Yy, DA i B 1
EGIERTIIN

FRAE I BRCETE [ X 55 5 R B [2017]56 5 3C (5 T B 7 b M BB A SR e AR R ad k) RO
H 2018 £ 1 A 1 Hikg, ZHE™aEBANIZE RE M IR A E R ERNEAT A (RN RfReBt
BirEfIEENLS ), BT A UBIE, IR 3% AR R B R, T A B AR A A
BGRB8 AN LA MY 55 F) 4 B AUMIE (B BN B B A B3 7 A BN T 00 1) B
RS T g Bl 25 4 B AR S (BB S B 4. 3 B2 A 7= R 7E 2018 4 1 H 1 HETig Bl v
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FAERIEEBN AT N, REOIEEBIN, NS CUEERIR, CHBEMTTE ™ i P
NELJE 3 38 (AN A BRI

IRYEBER . E BRI [2017]190 530 (& TAHN [ 58 B3 7 BE TR A 41 S5 1S (B EUR
BN MIE, H 2018 4F 1 4 1 Hilg, BHE B NIZE B IR Bt T 55 . RAERIHE
o Rl A E AR S, R UL IUE e SR AT SROLOTUIRST, LL2018 4F 1 A 1 HE™ A AR
B R BB USN E  A: #%1k 2017 4F 12 H 31 HATHUR MRS CRERERE R, fids. 54,
AEGTIILT, T LA FHAZ ISR RN TR A, B8 DL 2017 SE a5 H H ISR W
(2017 HFEfR)e— N5 H AL T3 I (S, iRl e — 22 Hild ). Boeflifa O
AR E O PR R SRR EOT PR A R RGBS ED  ZEE M AIE . ARSI BT 45 At
A SN T S 5 A

NI G 0y A S RN 1 3 AR 7% 3% 296453 T 4E 4 A B ZUE B R 75 24

B R,
(3) AV AT Bt
R S MAEZR T PR O, BRI IEEE . BRI, BRI . Z0F)

N, 2R RSSO B AN, B AMIE S A P25

(4 A NHrEs

N NHHHBRL R 20%.

Her N BT AR S ECES KBS MR, FRBOURRAE 1 M UN G 1) 1, HREA
AP Bt NSRITERAT FFRURRAE L AN A UL ER 14 GF 18 1, J8d% 50% 1 AR
PRt #1400, ik 25% T ANEINBLETS A B 2015 4 9 H 8 Hild, IEFRiBiit e
MATERATAFAL T AR E A RIRER, RO 1 1, B AP Rasse i A B

B AW B AR B TS N TSR .
6.4.7 EEMEHEIE LA
6.4.7.1 BATHFK

s NRMG
AR
nH 2020 4 6 1 30
AR 260,476,995.38
E HAE K
Hrb: AR 1 ANAUN
TEFMAR 1-3 4 H
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IR 34 LR -
FophA7 K -
P 260,476,995.38

6.4.7.2 X GV ERBE

Bhr: NRfox
IR
T H 2020 4£ 6 A 30 H
A A fpE AN EAES)
2 804,374.70 1,021,919.67 217,544.97
B B P BT -4 A P o
&5
Lo Frii 1,000.00 1,436.90 436.90
fiidy | BTN - - -
At 1,000.00 1,436.90 436.90
B SRR - - -
R4 2,886,160,537.71 3,341,920,950.60 455,760,412.89
oAt - - -
At 2,886,965,912.41 3,342,944,307.17 455,978,394.76
6.4.7.3 AT LRI =R
Bhr: NRoc
GiA AR
2020 £ 6 H 30 H
SEIES' AVIRIKIED s
&N A0hs A1 fii
FZEGAETAR - - -1 -
i T A - - -1 -
B aifirE TR 88,427,600.00 - -1 -
Horb IRAR ORI 88,427,600.00 - -
HAb AT TR - - - -
&t 88,427,600.00 - - -

T WG H H R, MRiME DU ESE &Mt AREARBTHIR
HARGE BT CRAFEEMIENERR, SHRFeEDAEERR):

Hpr: NRMoT
o8 CGLED
L] SRR HLTE o S E AR E)
(Hfi: T
1C2007 1C2007 77 89,310,760.00 883,160.00
MEE T - 89,310,760.00 883,160.00
Tl T HREH A DR R UAGK - - 883,160.00
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| B AR B SR A

|

6.4.7.4 ZNREESRE™

AT G AR AR TC TN IRAE Rl BE

6.4.7.5 RMWBF] R

Bhr: ARt
HH AHAR
2020 -6 H 30 H
Ui B A R RS 22,218.29
S E HAE R IS -
INE @R ¥ eSS 155.16
IDA e & N I BN 1,438.26
I US55 1) S 0.31
SR 7 SRR UE 2R A S
UL SN JR B AIE 5 ) S
S YAT ) JE
NCEE 4 A RS R
I UAC H At TIE 25 ) S
FHoAth
&t 23,812.02
6.4.7.6 HAh% ™
Bhr: NRoc
GiA AR
2020 4£ 6 H 30 H
LA YR
5 2 -
CIECEEEIY ¢ 5,760.00
&t 5,760.00
6.4.7.7 NAIZE B #H
Bz NRMt
HA ENERN
2020 4£ 6 H 30 H
55 F i 3 BiAS A2 o B 170,724.96
HRAT (B T 3 B AE 2 B -
it 170,724.96
6.4.7.8 HAh 5%
Bfr: NRMG

i H

AR
2020 4 6 H 30 H

N+ 5 i 22 5 BT ORIE
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87 A< Bz ] 9% 34,262.74
LA IE 55 Hh A I 24 4 -
T 2 H 126,306.18

&t 160,568.92
6.4.7.9 St S

"% HhiIE 500ETF BEH:(LOF)A

SRURAL: NIRRT

EN:H
i 5 202041 H 1H 202046 H30H
B&mE () N T 400
R 1,489,824,913.68 1,489,824,913.68
A S5 ER 844,684,162.40 844,684,162.40
AHEE] (LA 1) -941,829,102.80 -941,829,102.80
AHIR 1,392,679,973.28 1,392,679,973.28
I % FRiIE 500ETF Bt C
SN NRTG
A
e 202041 H 1H %20204F6 H 30H
BEE&RE () Tk T <5 %01
AR 2,926,893,937.71 2,926,893,937.71
AT H ) 1,667,477,807.26 1,667,477,807.26
AHAMER] (DL "5 385D -2,787,482,906.44 -2,787,482,906.44
AHAR 1,806,888,838.53 1,806,888,838.53

e WSRO A ERE S GB) #L BRE R G (B B

6.4.7.10 FRAYECF)HE
% HhilE 500ETF B8 (LOF)A

Bfr: NRMG

T H CLSLELEL 43 ARELHLHE 53 RArBCRNEA T
AR 1,425,937,826.91 -1,203,789,047.88 222,148,779.03
A AR 91,417,427.09 170,603,714.02 262,021,141.11

A B WAL T 7R A

A FH L -106,676,776.07 17,892,381.51 -88,784,394.56
Horp: JEE Rk 819,977,650.55 -709,967,138.77 110,010,511.78
HE e |l 3K -926,654,426.62 727,859,520.28 -198,794,906.34
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N TR N I - - -
ARHAR 1,410,678,477.93 -1,015,292,952.35 395,385,525.58
I %% F1ilE 500ETF Bk C
Az NRMT
T H CL S HLER 2 R ESZBLER 5 AArANE A
AR -281,885,883.37 41,609,245.40 -240,276,637.97
A HAFE 94,519,253.44 126,156,392.55 220,675,645.99
/g ﬁ{\ 7AN ”ﬁﬁ *EE 3
ZIK_HT S4BT 5 92,167,410.09 -28.158,102.83 64,009,307.26
A EEL
Hodr: 4K -143,156,820.34 71,353,396.48 -71,803,423.86
H 4 T2 [R] 3K 235,324,230.43 -99,511,499.31 135,812,731.12
VN TR N (TSI - - -
AEAAR -95,199,219.84 139,607,535.12 44,408,315.28
6.4.7.11 FEEF) B
Bz NRMt
H
HA N
20201 H 1 H&E 2020 &6 A 30 H
Ve CIFSNL PN 987,389.96
& JAE AR S U -
HoAth A7 RS U 3,672.12
g - SRR SE PN 200,237.39
HoA 10,051.80
=nan 1,201,351.27
6.4.7.12 BERE W
6.4.7.12.1 BERF W I H R
B ARt
H
GiA A
2020 4F 1 H 1 H% 2020 4£ 6 A 30 H
5% SRR T B —— LS SR RO 3,260,270.84
% S5 B IR A — T [m] ZE A N -
J5% ZER B B ——H I ZE A IR -52,650.33
i B BN B ——IF 2 A =IO -
ann 3,207,620.51
6.4.7.12.2 BrERF NI —LRRE MR
Bpr: NRMG
A

15 H

2020 41 H 1 H#% 2020 46 H 30 H

S HH B S A A

233,139,018.32

Pl S BRI S

229,878,747.48

KRBEENRA

3,260,270.84
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6.4.7.12.3 BERFE—HEEMIN

wAL: Nt
5iA A
2020 £ 1 H 1 H & 2020 46 A 30 H
B ) 3 4 40 0 155,605,600.00
Wil B4 AT HR A R e 83,626,168.69
Pol: HRO B S R A S 72,032,081.64
FR O ZE AU -52,650.33
6.4.7.13 EEFEEWZE
Az NRM
5iH A
2020 1 H 1 H&E 2020 46 A 30 H
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