2020 458 3 BHEME

2020 £ 09 A 30 H

HEEEN: HRESETEBRAH
HEFEN: THEHBITROBRAF
ZEHHEB: 2020410 A 27 H



AR ALG 5 BUE R B0 R 4 2020 456 3 TG

§1 EEHRR

HGE NN HER S NFEFORIUEAIR S 8 BRI R O, =S YERRR R E X
B, IR A A B S L AR 1 R S P AR AE AN T BB BT

BEGHE NAOEHAT R A PR A R RE AR &S FRME, T 2020 4 10 H 26 HEH T
KA I S TR bR . EHERIAE R A GIREFEANE, RIEEZNENEERERICE.
e Tk R IR Bl R .

B B BNV OSSR S JE U BSR4 T, (B ORIEHE 4 —
S F o

HE RIS AR ARR I . BT MK, 55 R B R ST N AT 40
] S A 4 R4 5 Ui B A5

ARG IS5 BRI AR G H 1

AAREWIE 2020 £ 7 1 HiEE= 9 H 30 Hik.

§ 2 e ML

AL AR IR AL
L FRY 006489
oA 006489
A (Yt LRI iR
e ile Y Ve R 201942 H 13 H
i WK 3 & 0 B A0 419,249,115.07 4
RGPS AR AT N, )4 fdie & 58 = Se K

¥ B R
et B bx e e W 1H

ARSI GRS G 5 (R 20 0E IR GV A, IR 2 e i
(IRRVINNESE & i & 1) 26 SR e & & N
R GBI, BIRIEIR WL B R RS RIS
PR AR A L FRAh TRl PE DL AR KT, S5 a0
BTN, E BT AEARE FESERE e Y e SRIE SR (i

Rt e S S 55 ) 5 12 2 2 T2 T L L.
FRELIE: 1. AR 2. WIREE ISR, 3. IR ALE
W 4 {5FONERVE ARG 5. ALFFARVESENS: 6. VP L
BRRTAE: 7. BRI 8. A
.

VR EOETE TPl 2 e O

— R, B TR & T 5 T 0k
PSR G (ETRATES . L.
EEAN AT A A A ]

1 E13 W




AR ALG 5 BUE R B0 R 4 2020 456 3 TG

HELEN TIEERAT A A PR A H]
)@ R I 4 I F 4 TR R AR 4if A AT A AR 4l C
T @ 4y RIS A S ARG 006489 006490

WEHIR T IR B2 10

o 419,224,842 .88 1y
EPSE

24.272.19 1y

§3 EEMFMIINESIFERI

3.1 XEM &1l

Bpr: NRMt
X _ WER (202047 A 1 H—202049 H 30 H)
F B S5 — —
W aif A W2 C
1A E s El i 3,156,366.95 367.07
2 AR -6,576,045.06 -458.67
3. S A1 EE A AT AS B
”JJWEH: 8) 3 G RS HA A 0.0106 10,0096
i
4 MR I B 1 E 421,453,261.82 24,376.36
SIRBRE S HHE 1.0053 1.0043

TE: 1. BRI SRS AR AW ECE 53 S8BT AR L bl
KBTIy
2. AHIE Pl R FE e A GIAEUN . BBt AN CR &2 et A2 sh ik

a) FHBRA R B 5 AR B, AR A ) C SEBU TN B A 2 e pir A2 s Wi as «

3.2 HEHERIN

3.2.1 AR5 HIE & A E R KIS R 5t LB v e 2 1 ER R
TR A 2EGT A

1 R E ‘ Mk G s
1y A5V B 42 C- 3 I
B B KERpfEE | HRERR | O-6 | @-@
KEO M EnELE) -
@) HZD
HE=MH -0. 52% 0.11% -0. 78% 0.08% | 0.26% | 0.03%
TN H -1.00% 0. 12% -1.17% 0.10% | 0.17% | 0.02%
a4 2. 06% 0. 10% 3. 05% 0.10% | —0.99% | 0.00%
HE4& 5
R 3. 92% 0. 08% 5. 47% 0.08% | —1.55% | 0.00%
ERERS
A C
B B rAEEEE | AR ERE | kgt | GikkRE | O-6 | @@
o213 W




AR ALG 5 BUE R B0 R 4 2020 456 3 TG

k%D

KRbREZE
@

R R@) | I bR

HEZ®

TE=NH -0.57% 0.11% -0. 78% 0.08% | 0.21% | 0.03%
T2 H -1.10% 0. 12% -1.17% 0.10% | 0.07% | 0.02%
A4 1.87% 0. 10% 3. 05% 0.10% | —1.18% | 0.00%
HEE A

3. 59% 0. 08% 5. 47% 0.08% | —1.88% | 0.00%

=
ﬂ
&
B
>

322 BESARARURES RIHFEB KRB LR E RS LR AR

TR AR

8.00%
7.00%
©.00%
5.00%
4.00%
3.00%
2.00%
1.00%
0.00%

TR B OREA R T E R S R 21 e P vl R B s E St HE

-1.00%

2019-02-13
2019-03-16
2019-04-16
2019-05-17

2019-07-18
2019-08-18

2019-10-19

2019-11-19
2018-12-20
2020-01-20
2020-02-20
2020-03-22
2020-04-22
2020-06-23
2020-07-24
2020-08-24
2020-09-30

712019-06-17

—

= 12019-09-18

MAA R A %

}

| 2020-05-23

£

it

|,.,r,_:_

Lokl

=
=)

i

P Ryt e g (e A
3 Fo B s S AR

=

I

b

b=l
H
b=l




AR ALG 5 BUE R B0 R 4 2020 456 3 TG

R B LEEC R ER K R 5 R 4t

PR v 2 3R B P 52 RE 50t LI

8.00% e
7.00% / kL
6.00% Y e P,
5.00% j_,.ff“/ f M\”\\H T
4.00% jfjj;/fw/,»/ bﬂqu R
o e ST “
2.00% Aty
1.00% s
0.00% »mﬁﬁf«vaifﬁfgf
R R R R N
88385588237 0385838353 8
22 32 232 93 93 %2 3 8 88 88 888 8
S ST SR~ E B R~ TR~ =~ H -~ B~ R R~~~ I I~ Y
— AR CE T EN £ F — R C Rt \II*.:'i"ﬁ%.‘!éil{fI*n?'tﬁi|
§4 BHEAMRSG
4.1 BE&EH (HESLH/NED i
EAREENREESE WESF
4 IR % HHRR Mol Ui
FEREE | BMEHE | FR
%, TREFHt. 2006 FEINNFH R
SEHAMRAA, JofE GAERT 1.
IR BT 25, 2011 AT E
Wi R R T O, AR R I G (E
FRGEUERFR T L. HEHEEE R
MR 4E. HERIEEHRE T gt
& THEH A 18 > H E MU= ik
FToN #&ﬁ%é\%ﬁgﬁii%ﬁﬁﬁﬁ
e 4t 2019 £ 2 " %%ﬁ\%ﬁﬁﬁﬁ%m%%%ﬁmﬁ
- H 13 H S RUAE S5 P05 42 (QDIN) 48 i FH 4T 4l 5
i RUE R TR RS R 6 M H
E P 2R RIE SR 1 BT e 4 . HH R
PRTRRH G135 AUk i R IS e B VR A Y
MR A S HEHEE R Ml
& SR 7 R IIE R R A
RE2M, PAEHEHRE I Mg
&~ RSB G IR R R A S
(LOF). {7 H#4d HE M i 5 AUIE S 0%
%4 50 13 7




AR ALG 5 BUE R B0 R 4 2020 456 3 TG

FE AR P 1-5 AERE AT R 1R AL
ISR R R AR AL ot o7 ALIE
BRSBTS
B FHBEHEA 1A BT 6
RUEZR BT RE &  FHRRAi i iR 1Y
IR e B

T 1 AReEEEeEHIER A WIVAR &G RAMH, FER e B TR H I
LR A BRI EAE QP AR RS BUE I E R At CERD HIY,

2+ UEFF A AE IR SR AHEIE AT I B2 GIEFRAIL AL 52 BEAS A B IMED) ok THIESR
ML RG] FRIAR S AIE o

4. 2 EE SR G A A IR E B 5 1 5L 3B

FGEHNAEY: ARG, ARG B N RS [R5 5 5
SVE) « (ATFHRIESF R R R G BINE) S5 FUR RN L JH % TS 4 ) F) A 2
PR A B G 5 5 TR A B Gk SO 058, AR RSB TS B R 53 i IR U A8 PN 32
I BE ™, (R A% H K AR T, RS RA NRERFIZE . AR N, e
BEREEEGI, EMEERERA AR EMAT N, FE B GHEE RGBT &
FAEAHFI I R I E

4.3 ARG E UL
4.3.1 AP G EHIPATER

RGN QSR MU A M B R R, MRS SR A G =8 AT
WRFEN = SEEEHNEN T HrA A GG BTN RA& e, 1 W ) 86 38 B 2 57
UYL . BN @RI, IR R A, RETEM. 7R
HE A XTI RR IR SRR 73, 508 4 22 BRAE S BE A 7T BLE 25K,
R BEBTRR A 54 7 B PR A R AR o B e BN A DR HIE 78 FCR 1] AT BT A 45
WG IR, AEBRETUR AL BB AL A AT [ 17 L

4.32 RER AT AKIE UL

BN AR BR A S Z W FEH AL S, IR RE SR BA LT3
Fy RUR 2 538 10 TR S 10 52 5 o A DR 150 AL 5 ) 93 8 SR mes it s Wk 5 7 21T A ) TR) I s
225y, BB NZORMCH R A G2 R MR ARYE, IR IlREE, Sailih
RAGEIR R LE AT BRI AL 5 55 B ob

AR AN, AT G % AL 5 B AR AR SRIE AL B & R A R BOR AT,
NP RRAGSH N5 AT 50 R H A 5E 5 A B K 30 28 5y Bl i k27

#
b=l
H
b=l




AR ALG 5 BUE R B0 R 4 2020 456 3 TG

HHRECER SREEIORAER BU,  JR R RO B R & e A B R SR R BT A
HERIAIAE Gy o 4 N R R EAT 7T RE - BUAS A 158 5 AR 2 i ) K 5 W A2 5 AT

/

4. 4 REBANE SR T REAIZIES T

TG B it -

2020 F=FEFE, KRUFRREEDN, AFCITER. JH RIS IR R IIREE SO, B
APHEGEHB G TR, =, B 5 R R . EIR AP R R
FEF R E AR Y, ERINERNL TRk S, W Rk E, (15 2
AP 2 R PR BB, e BB AP MY, B 8 I e B
ST A LS (] 3 -0. 3%, B—ZRFEAR A [ 58 987 $5F Rvl 7] L HG T8 -3, 1% 00 B /MR I A
Horp R e A TR AR, BT A L A B IR . B kA R )
MG R IRRELE, T w&E AR G B AN 7 ARYE W B SO gk e, DU R
Ty e A B W BO TR R A @A Rl R P36 T s = ek (¥ [l ot
T a T WA MBOE, (BE = 1 &I G, ol 8 ANk Won s
HOALH I THR G Brsss, Tk Aok by o= # v o 2 LS R TSR T, 2020 AE=
FREAL A T R I AL I, Bl 8 AL B E N 0. 5%, SHZKE. IR
. GiBURESE TR I IR . AEBE s ], R AN R IR E M o, R R
A SCECURON I TER i — 2B B g8 e Rl . AR/ D5 TH, DT, SimARIRE, &=
8 A T FItid K E 2 5. 6%, H AR RENUEE RS mHAR L LK
PRI R A Ay, M= B A OC B = AN FH v e il AR S e tF . 9 PML 30d [ml
FFE51.5, HH E470.54N A, PMI i sl 7 A A RSk k2 b gk A=/
VTR TR i, TR SR RTIT B B DT AR EOOGE T . JRHE AT BT
£50.8, L EAT L TR XRRX BRI 5 Bk BT R R Z L o RSl PMI
£ 8 A1 9 AESKIEE LA, BRI SR, SV HMErE—PEm. kel
PMI #f—7E % 55.2, 8 M9 A¥tLrl BTk 2,30 1.7 s, BFERT 4-T H, k%
WAEIE AR MRS R . SR E, =FERFE—DER.

{5157 11 3 (A1t «

2020 FE=ZFME, G A LI RA PRI R T A BAEERY, RATRER
FORI R BNA PG B S FAFH AR . 8-9 ARIRIET, EEEHNEKEAL, BRE T3
AT LA NCD R [T, st Rk, BMATEBETIE. L 10 4 E 6 2] ik e
AbRE, 7 8y 9 = EfF R I %5 14T 15bp. 5bp. 13bp, HIREEAAE R AET. 10
SEETFARE R 3. 1= FATA 3. 72%, FATIEFE 62bp, [ IF-E bR & B KR T,
o BAEEEEES. PRI, =FEEMRESE R0 %, 10 FEF-EEMZET 7
H, KiEER 23bp % 51bp, BJE/MEEMZE 57bp; WIFRFIZEREAE T, 10-5 FEEFEIIR

6 T 13 W



AR ALG 5 BUE R B0 R 4 2020 456 3 TG

M ZE KWW 17bp 22 9bp, 10 4E[H 615 1 4 [F i IR A ZEUL %= 16bp 2 50bp. 5 17T,
AFEERAE A GUAA P s, EERBNEE 7. 8 H, 9 HIRBREERVN, FEHMZEART
e, T PR O o R AR i P RO

e AR AT [m] B -

BB 2020 4 =ZF L)AL G ERAE, FADARIEIREE GG R RLE, %I EEE 13H
WREHEAT 7B E . BRSBTS 737 S0 o 2 K e 3 (0 I e AR B B iz,
WS T Sy, AR B EE B A, R mdE i

4.5 EHNE SV GERI

AN, S A BDEF AR KR N-0.52%, [ERMY SR UER K2 -0, 78%, €
B E IS 2R N0, 57%,  [F) IV @i fEE K 2R -0, 78%.

4.6 RE AR ERH ANBRE ST HEE LY

MBI, AR R AES: — A TAE H RIS G0 AU N ECE A — 0 A8
BT AT T TSI

§5 BEAGRE

5. 1 IREMREEH - HEHN

Fr5 | e (o) o 2 < BB T BB (%)

1| B

Horp: R

BRI

[i] 52 YA 2 $5 R 402,713,000.00 95.48

Hrb, iz 402,713,000.00 95.48

B SRR IR

4 | iRl

5 | eRATAE R

6 | FENRE e

b KR A SR AR

& Rl

BTG &A1 13,292,715.12 3.15
Hop g7~ 5,785,935.29 1.37
&it 421,791,650.41 100.00

5. 2 MEHIRIAT W KRB ER R A S

#
b=l
H
b=l




AR ALG 5 BUE R B0 R 4 2020 456 3 TG

5.2.1 EAREAT U RAITABERRA S

AT G ARG WIRRFFH IR .

5.2.2 MEHIREAT WA R BB B BRI R AL &
AR GAI A AR AR B R PR TR

5. 3 MEWIRIL A SCYME 5 ES B 7138 HL B R/ NHEFR BT +48 B R 53R A 4

I AR IR AR A B .

5. 4 MEWIRIEFT MM DRI GRS

GHEAL: NRMT

77 i i

ARME Co

R R HE B (%)

1| xR fir

9,923,000.00

2.35

RATES

SRR

(VST S

392,790,000.00

93.19

b BURME SRR

392,790,000.00

93.19

ik iy

AlbAE IR Y 5

I

BES RS )

[F] b A7 5

O (XA [N |n|s

HoAt

10 | &1t

402,713,000.00

95.55

5. 5 MEHAARIZ A SOYPME o 2 B 7138 H I K/ HER I BT A B3 B R A 40

SR ARt

FE | BT | BEAR | HE GO | ARtE Go | D v
Kl (%)

1 180212 18 EIT 12 800,000 80,608,000.00 19.13

2 170206 17 EFF 06 700,000 70,966,000.00 16.84

3 190202 19 EFF 02 600,000 60,048,000.00 14.25

4 190210 19 EFF 10 400,000 39,624,000.00 9.40

5 180206 18 EIT 06 300,000 31,494,000.00 7.47

5. 6 MG RIRIL A RHE 5 ST #8 HL IR/ HEA BB+ 48 3™ SCRAESR

B4

ARSI AR IR ARFFA G SCRHIESR

b

e}
b=l
H
—
w
b=l




AR ALG 5 BUE R B0 R 4 2020 456 3 TG

5. T MEMIRIE A RME HE SR F#ELH K MFEFRIT LR eRBREY
24|

AT G ARG WA R A St )E -

5. 8 MAEHAARIZ A SEYME b 2 T 7= 13H Ho R/ HER B BT LA BGIES 3% B 40
ARSI AR IR AR A BUIE .

5.9 MEMR ARG H B HIRAE R 5 H oL v A

5.9.1 IR H IR A S BH KB R S 35 B 40
WRIEAIE S EFRE, RIS RIS,

5.9.2 7S BBE I B K B R BOR
WRIEAIE S EFRE, RIS RIS,

5. 10 &5 AR A S BT 1 B B 638 5 ol Ui 9

5.10.1 A< H G B B R B
WA S EFRE, AR ISR,

5.10.2 HEWRAE S BR K B A 517 A5 B 20
WIEATE S EFRE, AEEASEERGMRZS.

5.10.3 A 5 I B2 B H VA
WIEATE S EFRE, AEEASEERBHRZ S,

5. 11 H{BHAEME
5111

A5 PN 2 A AIRT T A2 UESR 17 BT 06 GIEFHRED 170206) . 18 EJF 06 (iEF3
3RS 180206) « 18 [EJF 10 GIEFAUAY 180210) + 18 EJF 12 GIEF#ARAS 180212) . 19 HIF
02 GUEF#ARAYS 190202) « 19 EFF 04 GEFHARES 190204) « 19 EFF 10 GEFARES 190210) |
19 &% 01 GEFRAD 190401) + 19 K& 08 GEFRAD 190408) . 20 EIFF 03 GEFHNHD
200203 FMHAMUE I I R AT FARKA B I 0TI R R A, AR gmil H AT — 4 N 2 2
AFFETT AT .

1. 17 EHIF 06 GIEZRARES 170206)

WRAE RATIAR R A, ZUER AT NER G N RIS ME S, 2 002 20 RV b

e
o

#
©
b=l
H
b=l



AR ALG 5 BUE R B0 R 4 2020 456 3 TG

2. 18 [HIF 06 GiFZ#{th% 180206)
WRHE R AR A, ZIEFHRRAT NSRS IHN RS S, 2002 2 58P I Ak

3+ 18 EHJF 10 GUEF#4RAY 180210)
WRAE AT AR A, ZUER AT NERE N RIS MEE, 2 002 20 RV b
4. 18 [HIF 12 GIEFRRY 180212)
WY RATIIAR A S, ZESF AT NERE AN BFEMAE, 2 022 EN Ab
il
5. 19 EFF 02 GIEFAREE 190202)
AR RATAH R A, ZIUESF AT NER G N RIEREE, 2023 R E N b
6+ 19 EIF 04 GIEFRARAS 190204)
WRAE R AT AR A, ZUER AT NERE N RIS MEE, 2 002 2 RV b
7. 19 EHIF 10 GEFHARES 1902100
WY RATIIAR A S, ZESF AT NERE AN BFEMAE, 2 022 EN Ab

8. 19 &K% 01 GIEFARAS 190401)

AR RATAR G A, ZUESF AT NER G N RIS REE . R R ERE. B
HHRLR V55 B, (5 R4 TR R R ™ B iR SRR SRR, 202 R E VAR .

9. 19 &k 08 CUEFART 190408)

WRAE RATAR R AR, ZIUER AT NERE N RIS MEE . R REERE. B
PR LR R 55 B A5 B PR KR ™ B iR SRR S IR, 2 O B I E N L AL T .

10, 20 EJF 03 GIEFHARES 200203)

WAERATAR R A, ZUEFF AT NERE N BREREE, 20023 R E N b

XF EIRIESR BB R SRR PP IO UL . AT e 0R EIRIESF OB R 7 A5 & A R ik
AR 2 = BE A 2R

RYEFE A FE, AREHREEE AR,

5.11.3 HARBE = HI &
SRS NRMT

% 10 7 13 1



AR ALG 5 BUE R B0 R 4 2020 456 3 TG

)
Jin

R wH (o)

A ORIE

IEATIE S 375 55K

il

INLA&IPSS 5,785,935.29

Y H TER

oAt YR

TR

HoAt

O |0 | [N || |W|IN|—

Eit 5,785,935.29

5.11.4 5 HRFFAE B4 T 5 B 1 0] #8155 BA 40
ARFEA AR AR R A AT R A R v] i

5.11.5 | E MR BT+ B RE P EERIEZ R IE O UL
BRI GAARE WIRRIF A

§ 6 FFBMAESHHERSF)

AL iy
TiH HE A A A A4t C

i 75 W R 5 4 A A 1,094,148,385.84 81,139.51
75 3 1) 35 4 R 47 45 144,081.26 49.93
{UZA RERMRES LR 675,067,624.22 56,917.25
%
s AR S 05 0 AR B 1y
B (A b DL - A1)
i 7 AR S8 A 200 A 419,224,842.88 24,272.19

$7 REEHNEHBETRERRAESHNL

7.1 ZREBEAFHEREZSHEHNER

At N 3 S BN o F B A 5T IR A R SR O

7.2 G EHENZHEARERREEST S HH

At N 2k BN T is H A B e IR A S 1N A2 5 T4

§8 RMBREISRNEMERFER

%11 3 13 0




AR ALG 5 BUE R B0 R 4 2020 456 3 TG

8. 1 EMN A —BREFFH RS I LFIEB BT T2 —THIER

| IR B S UL SRk R PR At
% i

R H 4 G "
Hlr | e S - B
o | | B 20% | WG | B Ft 4
17w b t
ol i
B 1] 20200701-20200720 | 400,000,000.00 - 1 400,000,000.00 - -
2
bl 2 |1 20200701-20200930 | 400,000,000.00 - 1 275,000,000.00 | 125,000,000.00 | 29.82%
¥
I{JL 31 20200701-20200930 | 293,283,800.95 - - 1 293,283,800.95 | 69.95%
YA
P SR R

I AL B — BT A R e DL B B B I 20% 01 5L, 7T RE 2 Y BLAR ik [l L 5
ELAURE [ AT 51 < (B R 20 8, L 51 A B st G, FE <8 PN TT RETE % e
I AR B I < 3 7 AN e A AR A N HOTRE ] R, R B AU A T RE TG S TRE ] 5
ESHIE TN

Vi R IR A AL LA R DY & AT AR B /N R 5 2 A

§9 BEXMHFER

9.1 FEXHFH=R
L IR 2 M B P e 3 bbb e S e 2 < BT R 2 ) R S A
2+ P ENIESR B R R O AT A AU 61 B R UE SR B ST N S A
3. (HBEBBAG G IIE R IR B SRS
4y (HHRE R A R BUE SR IR B R SR L)
5. (HHRARAif 7 BRI IR B R A U )
6. FEEE B S B ALAE . B LI

9. 2 FRICH K

RS E AR AR
Huhik: R ERYIR R KIE 7088 S 4H R HRAT K

9.3 &R AR

IR SO R A T e PR R ) ELIBC Rty b B, B A M T P B R S <
EHAMRAFEN.

%12 7 13 0




AR ALG 5 BUE R B0 R 4 2020 456 3 TG

PR ESARE PG SN, TR AAESEHEAHEESEHEARAA.
BRSO H#TE: 400-887-9555

Wdk: http://www. cmfchina. com

FAR R A HAA PR A
2020 4 10 A 27 H

13 B 3L 13 1T



