B{EkEZREBERSBIIHRARSE
2020 £58 3 =FIR
2020 4£ 09 H 30 H

BEEBHEN - REKEESEHARAH
EETBEN XUV BRITROERAT
& H HER:2020 48 10 H 28 H



[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

B3
B B B R oottt ettt ettt ettt ettt ettt ettt ee et eret e e ereeeae 3
82 R BT BT, oottt ettt ettt ettt ettt ettt et ettt e e et et ettt e s e s e e 3
§3 BB SRR I TR ZEIN .ottt ettt e 3
B L T B dE A oottt e et een e n e 4
B2 FEBTEETRII oottt ettt ettt ettt ettt ettt ettt e ee e e e 4
B T A R oottt ettt ettt ettt ettt ettt e ettt ee e e et e enaereeeae 5
4.1 FEEZT (BREEE I/ BB oottt 5
4.2 BEANIRE N AR SB/EEMTFEBOUTVE ..o 6
B.3 AR BB TRTEE oottt ettt ettt ettt ettt ettt e s e eeeeeeeraerens 6
8.8 FR A B B B B B A B E 2T oottt s e e 6
A5 FRAE B PTZE B IINEIRZEI ..ot e et ee e e st s e e s e ane e 7
4.6 WMEHNEERFEABERE SR B ETTEVLI ..o 7
85 B TE 2 IR oottt ettt ettt et ettt ettt s ettt e e ere e e e 7
5L R TR B T T B T oottt et et er e 7
5.2 FR A TR T M R B T B oot e e e e e e e e 7
5.3 |EBRE A MME G E TR E FIRNEEF IR+ BB EBR AL ..o 8
5.4 R4 B R R R R B B R 2B et 9
5.5 G HARIE A RYHE S EEFF=IHE AR NEF R RT A FFRERA....coooes 9
5.6 WG HARIL A RYHE G ZEE T F=1HE IR NEF R+ B X RIEF R R A ... 10
5.7 MEHREA AMME SEES T = RELFIRIEFRTAEREBREPA ..o 10
5.8 | BRI A SAMME (5 E LB 7= BE ELBIR/NEEF IR0 LA BGEBR T ..o 10
5.9 MEBRKES BB RIBIBIHIZE BTV ..oovoceee s 10
510 REHARAEESBRBFRE GBI GBIV ..coocover s 10
5. B B T oottt ettt 10
86 T T T T B BT B oottt ettt ettt ettt et et et ettt nenennas 11
§7 BT G A B R A I BT oot ne e 11
7.1 B TN AR B A IS BI B oottt st r e re e 11
12RSEFABHBEEREBREAREEIT T ..o oo 11
§8 BN R ) A B T T B oottt ettt 11
8.1 M BN E—REETFEESMFHAIABIERAET 20%H BT ..coocoveeeeee e 11
8.2 B T 2 T B TR A B B B I oottt ettt ettt r e n e 12
L e L = - OO 12
T 20 = OO 12
9.2 FF T oottt ettt e et ee et ee et en st ee et en et en e en e 12
e By OO 12



[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

§1 HEHR

BEE NN E FH o E B ORIEAR S R R EALE . =S PRI L
AR, N AR Bz . R AN e B AR RN ) SO BT . REEFEEA
POl ARAT A A PR A R ARE Az & & FIHUE, T20204E 10 H27H &% 1 A B
ZAabR HERIARRHEGIREENE, RIERZNENEEERCE. R® SR
IR B OB - 24 H N AR LTSS S B0l 5 1) i DU B s 28 4 5 7,
EATRIEEE S —E BA] . BRI AESGHFAAOR A RELI . WEH R, EE
TEAE 3 BT PSR AT AT A e A S AR B2 U 1 . AR I 55 R R & it

A E 2020457 H TH 2202049 H30H 1k

§2 EEHH

A p {5 7k 3= 2 R ws

e 004148

A (YW B TFF TR

ey VeS| 20174203 H29H

ik B SR Jok < 7 A A0 396, 030, 441. 264}
AR IS AE PR XS AT SR T, BT B

Gl ARER vy R BRI E, WRIE ST KRR
ESEEE
KRIEGAE R MA T Mkl b, 455 BRI
R EmEEN, EEFREARNEL, K

- %Eﬁ?izjﬁﬁliém, %ﬁﬁ%ﬁﬂ?&i@:%ﬁmﬁmﬁi
BT R B MR AT AL S, 757
ok P — SR AT RS SR RIS RAIE S AR Wl
G R

TS PIR300FE B 38 % X 65%+ - 1iF A 45 Bl 25
% X 35%
AEEETIREGHNES, KB & T

e RoK-Fa T e R e S5 mmg ks, KT

B MRS, St U R A
FaRHIE o

== IN {5 7k - 2 4 B HA PR A )

BEEEN POl ARAT I A IR A F]

§3 FEMFMIIMESFERN

3 7, 12



[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

3.1 EEMFHEI

FA

ARG

FEM F

G (20204F07HO1H - 2020509 H30H)

L A s I et

93, 494, 655. 22

2. AIEFIE

35,117, 384. 25

3. A R4

AR

0. 0866

4. IR B B E

680, 633, 147. 68

5%Xﬁ AL IREZ (]

1. 7186

1: AHIFE20204E7 H 1 HE20204F9H30H, FikKE4
%%ﬁi%%@%%ﬁ%ﬁ(%m,$%%

T oy

ICACIE £ DR PN R ) R M N i

FE2: AW O S B 1 E AR SN . BBt
e ) FHERAR 5 9% F G B0 AR A sl aa in _EAC 22 se (A2 sl at -

HAN O

AW GHRFR A EIEIE S0 ATRA A

i 7K

AV WK

3.2 &R ERI
3.2. 1 BE&EMBUFENKREHSHE SR EREIE R LR
N%154
i | |
N wsg | O T | motw |
[FE KD K&y e WzmE | O-G @-@
i =l0) ® PREZE
@
HE=1H 4. 79% 2. 03% 6. 83% 1.05% | —2.04% | 0.98%
RN H 33. 30% 1. 74% 15.95% | 0.86% 17.35% | 0.88%
o 47.29% | 1.76% | 15.04% | 0.90% | 32.25% | 0.86%
o= 57.40% | 1.45% | 19.35% | 0.86% | 38.05% | 0.59%
LA EE ER
Ei R aFEE 71.86% | 1.35% | 27.63% | 0.81% | 44.23% | 0.54%
N

3.2.2 HESAFRAERURES RITHMEMKRZZ) KL RS B EfE a2

B LR




[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

BiEkESfiRrra NI REES RIS EERRS VA R R H S ERTE
(20175:035298-202009R30H)

100%

30%

60%

40%

20%

0% |

-20%
2017/3/29 2017/10/31 2018/6/1 2018/12/2 2019/8/1 2020/3/10 2020/09/30

— BEEIEZERRERARISRERS — EEEE

§4 BHEAME

4.1 ZELH (RESZHEPA) B
ARG | IE
B2 FIIR

o4 HA 55 L e
fEER | EAE

H¥ | H

= s F gk

bR KRR RG K&
HAEzshbt, BEEG
TR EE P PR A 7L
RS VB . JI{E
PVIE S 50 K F& A O
> 2019~ 17 | A, “FeBE-EEHAR
’ 02-01 | ST A A SR
S, BEREARAA
R EE R R R A,
EFE: PE, R/
55 wEA s JE A MOl B %
UE

o

H
w
p=i
H
]
=il



[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

4.2 BENIRE I A AR SR T 15 0L A3 B

I, RS AR E LSO IRA ANFZRAIT 8, B sty e
WA AH NRR At HeSEHNES 7 (PEANRICN EIEF R ) LA
FAERG . ISR S ERIIE . TG BN IR ARG H G 1 L8 1 5tk
R AR IIIEAPR ], G BeBE LU BIART & 2k & R AR A LK 2R

4.3 NP 5T
4.3.1 AP 56 ERPAT B

WEA, EEEATIMVESE QEFFBBEE S A A AT 5 TR T EIL)
FMRIEAEUMN (BERFERGEEARAF QX TR EEINE WA TER, %
PYEEEAN BT REE BRI — i IR — 3558 55 EEN, lid RGN TAHS
&I AT AT AR o i, DA IR B B VE B A RIS SR AL
FEOHT BB A HPAT . SPGB E BEE S R T A5 B AT X

Mg EHENSIIEET . S E BRI MALEE. TS e, A
NEPATEFZGHIE, HIRA R A A ALK A IEsRn, 2RO, e
S HBI o BC I R UAE S BB A 8 A P A B By W AT 5, B gE
MBS Gy 5t FAR AR AL, PR B v 3 MR A i 2 fo bt X Hil st
17, FEEGEHEIEM RS LBl BER RN, FRA S i S0 5L H AR 0 i AN EcE X
A2 5y G5 RIEAT T 7P

T S, G R AR AN [ B 2 A 2 AL i 0 7 e B R T 1) 52
SRR A5 5y A Gy W HLANAZ Gyt Z 3T o0 M RS BRANAR R IUVIEAR 22122 5 AT
DL H I

4.3.2 REZHATARETRHA

AN, WXL S SR A5 U5 A SR R AT, R BRI
BUAFAEA 7T HE B 158 5 AR 2§08 55 (0 57 0 58 S0 4T 9

e T H IR N B S BB AEE 5 W AT 3E IR H S 28 5 B4 5 T R
HH I AT D B BRI AE By B IR 25 24 RS BB L o

4.4 REWINESHRT RBNBIELT

BEANZ=FE, ENPEERHE A RAzH, LitiE W E NI, XN 7 KU B
MBS, R RAS AR RS IS 0. AT TR M, bR T ARSI
EHHIMERRKRAN I, Freai B s e i, RAsa . RENE
B, BATAAT U TR aRE, SN GREARxHE T4, B, a4,
T, IR DL e B (5 AT S E I ELAS B i . #R1E b, BRATR 4R 2200
WARIE, B0k, FHUHERDRTT.



[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

4.5 REMAESHW SR
BRI IR (5K 3 2 WS S BUHE N L. 718670, AN, EEmHus
AR T4, 79%,  [FIML 5 LA BEHE U 2t 2 6. 83%.

4.6 MEMARSFHA ABREEHT = ETE LA
S A AR BB SE — A TAE H R e s A NBCE AN a0 N B e 5
@ﬁﬁ?ﬁ?ﬁmhﬁo

§5 BWHEASHE

5.1 EMRESHHEHR

. 5 S G5E) o B S T 1 L A
(%)
1| W% 620, 888, 200. 12 90. 42
Hpe 3 620, 888, 200. 12 90. 42
2 | Ben - -
3 | BE Rt 20, 517, 882. 00 2. 99
Hrr: fiize 20, 517, 882. 00 2.99
B SRR - -
4 | mE R - -
5 | eEbATA LT - -
6 | KANIREERT ™ 23, 000, 000. 00 3.35
Forre SR m0 e ) SN B )
i 4 ik %
7 ﬁﬁﬁﬂﬁ%ﬁ%ﬁ‘a 19, 156, 153. 78 2.79
8 | HAthwt™ 3,134, 191. 64 0. 46
9 | Ait 686, 696, 427. 54 100. 00
5.2 MEHARBATWA KPR ERTHE
5.2.1 MEHRBITUSKHBEANRERTHE
A0S A7 250 A E o) i 3 4 BE PR e L) (%)
A AR RS B D - _
B | KAk - -
C | gk 516, 190, 404. 21 75. 84

¥ 70, 12




[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

b AN VA NE WY B B
AR R,
E | #50k 13,029. 12 0. 00
Foo| itk MEHI 30, 633. 15 0. 00
G | ZiEiEkn . S HE Bl 20, 100. 52 0. 00
H | AEmAEgl - -
I ;i;;giﬁi‘iﬁﬂ#%ﬂfaﬁa{i 19, 074, 794. 66 2. 80
T | ERl 14, 398, 510. 12 2. 12
K| padthk - -
L | FLSTAIRE 45 B85l 33, 473, 326. 30 4. 92
M| BRI AR RS 17, 409. 00 0. 00
N ;g?%ﬁﬁﬁ%&ﬁ% 211, 944. 39 0.03
0 Ji B R 55 A5 BN FL A B B
b
P | HAH - -
Q | AR TAE 37, 458, 048. 65 5.50
R | Xt EEMGRI - _
S | &h - -
it 620, 888, 200. 12 91. 22

5.2.2 REHBRITI D REEBBEBR TR ERRAS
ANI A T AR AR AT B B B 52

5.3 MEHIRIEZA AMHE & HEEF1#E LLHIR/ N HEF R RT 42 BEE R R 4

A | S _ . 5 3 4 B P 1 Bl
5 - S BE G | ARNE G o
g i (%)

ALY 46, 879, 735. 4

1 002475 | 820, 580 6. 89
Zs 0
e 46, 765, 994. 0

2 002007 820, 600 6. 87
Y| 0
TG = 37, 458, 048. 6

3 300347 | 363, 847 5. 50
7 5

4 600519 | HMF 20,534 | 34, 260, 979. 0 5. 03

¥ 8 T, 127




[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

= 0
EiEyS 33, 879, 583. 7
5 600745 AR 289, 916 4. 98
H 6
H [ A 33, 473, 326. 3
6 601888 150, 145 4,92
2, 0
R 31, 335, 304. 0
7 002271 581, 360 4. 60
T 0
X B 29,723, 771.0
8 002791 229, 900 4. 37
& 0
WA 28, 470, 121. 9
9 002311 e 464, 212 4,18
E 6
—=—i 1,140, 48 | 28,386,572.0
10 600031 4,17
T 1 9
5.4 WMERZGEF BT RAGEFBRRAE
X . 5 B4 B 1 E HL A
5 i ol A FRMME GT) R
(%)
1 [ ZK 5125 - -
2 AT - -
3 SR 20, 517, 882. 00 3.01
Horb, BURM &R 20, 517, 882. 00 3.01
4 7 - -
5 A\ 5 R 5 5 - -
6 rh 1A 2L g - -
7 A EAG (CR] A Hefsi) - -
8 [V A7 H - -
9 HiAth - -
10 &1t 20, 517, 882. 00 3.01

5.5 MEWARIEA MME G E SR T13E IR/ R BRI TL 4 S 3B A 2

mEln | mse | B o

5 ’ﬂ }ﬁ HE G | ARMHEGE) | SRR PE ] (%)
& 1200 20,517, 882.0

1 018013 4 205, 590 0 3.01




[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

5.6 MEHIRIEA RME GRS T 1#E LB /INHEFF BRI 148 B SCRRES 85
|
AT ARG AR AR R B SCFFIETF -

5.7 MEMIRIEA RME HES T 3E LB/ MHEF RIRT T4 5 &R 55 914
R FEMNE, KREASHTEEBT.

5.8 MEFHIRIEA RME HES T3 E ELBI /N R RT T4 BUE S 5 B 40
I EAWIARARFFABGIE

5.9 MEMKREAZEES TR KIBRIEHILE 5 18 0L i B
5.9. 1 &G HIRAESHH BB B RF A48 22 4
A G AR AR ARFFA BRI 540

5.9.2 AESHFBIIP R RBUR
A AR IR AR I BRI G540

5.10 RERIRSFE BT K BRI HF LU
WRAEHREEERME, ARG IS5 EFUHHH.

5.11 HEASWMERNE

5.1L 1 BYERTEIERS. FEB\ERESMEATTER “ITBAT e ” REFHE
REITEBHAFTAE, FREEEALNBREEN, REPAERSERENIHLIES
KIRAIT ERRAE R RER I RAERNEE, WRAERGHH BT —EARBATTE
7. ATKIER.

5.11. 2 AEEH+ABERE HE S A FIME FEBERE.

5.11. 3 HARB=HIAL

Frs K E# (o)

7 AR S 566, 109. 42

PWCIEZ I SR 2,294, 947. 88

2SI -

YA ER ) 2R 31, 056. 22

FoA SR _

1
2
3
4 ORI 242, 078. 12
5
6
7

HoAth _

#1071, FL12

=

~



[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

it

3,134, 191. 64

5. 11. 4 MEFHRIFA BAL TR BIH I AT B e fii 2z B 40
ARSI AR T R AR RFAT AL T YK w] e 5157

5.11.5 HREWIRAT 2R EH FERBZRELH U

AT AR R AT+ 2 ISR T ARAFAETUE A2 R

5.11. 6 BHEA A& FERHALSCTHRIRIR

§6 JTHAEEHHEED)

AT & IARIEE, DI &I 8 ] GEf7E A R %

AL A7

ELS=g LI

(RIS

433,710, 136. 10

rA

B
Fe R

Ei:a=p AP ] Tt 51

13,453, 858. 01

H
Pi: e B B ) B < i B [ 3

51, 133, 552. 85

0T ST 1B 2 < A BN A (A B DA

“_» iﬁﬁ” )

5 ST A 5 <o A LS 3

396, 030, 441. 26

§7 ESBEANCHERRSRRAZSFL

7.1 E&EBAFHEFESHHRIIER
AR EWIN, B ARE B A R eRw AR .

7.2 ZEEBNZHERREREEEER 5 WA
AN, BB HARIZHEA TR AL E.

§8 MBEE RN IMERGEE

8.1 &N B — B R A E S F IR B BGEIT20%8 F 5L

B T P9 2 4 O B L T W P 2 A T
§ s | BERE L
S | o | ossi W4 A B A 35T e 644 400 FER A B
5l | 20m gt 1A X il
A _
)l\ 1 20200703 20328 86, 059, 776. 39 0. 00 0.00 86, 059, 776. 39 21.73%
A
A AR o P BB — B R o A L B S B 0% TS T o BT 15 Y KA I 7T B S B0 4

11, 12|




[l {5 7K - 22 SR e TR & B 0B k< 2020 5 3 IR

|ﬁ@ﬁ%ﬁﬂ@\%$ﬁﬂﬁﬂ S T KUK o

8.2 MMMHEE VRN AMERERGER

o
§9 HFEXMHHER
9.1 FEXMFER
Lo A R R e gt [ 455 7K 3 2 SRS R R 45 AR I3 35 58 2 < O ST IR S A
2. (EMEAF 2 KRR RS BAE R R R SRS H)
3. (BEMEKFZ HARILIR & RUER B A AR )
4. T AR TR E T BRI A A 1
5 B H NS G HLAE . BRI
6. FEEFLE A5 B HEAE . B

9.2 FEiUHh R
RSN, EEFE AN

9.3 ERHF R
BHEFRN ARG BUEEEN, fERESEEANRGKERSEHEARAH .
Y HLIE: 4006070088
NaE] AE: http://www. gtsfund. com. cn

B {EkFEHEEBFRAA
20204E10H 28H

120, 12|



