LR EREH LR RES
2021 £E58 2 ML

2021 %6 A 30 H

EEBHEN: BLESETEFRAF
EEAEN: PELIHBRITRGARAA
WREZEHHR: 202147 H 20 H



PR RER R IR SE 2021 4E5R 2 TR

§ 1 EERR

RS EHANWEE S MEF RIS R B RBOCE. R TR B KR,

TR LA BRI FLSEE L AR PR AN T8 Sk ARAE A i BB

-

i
FEFE N E TR iRAT B A IR A FIRIE AR G S FME, T 2021 £ 07 J 16 HEZ TA
WE I S5 Aahs . IFERIMBEAGIREFNE, REERABR AR BICE. ®RPER

TR B BRI -

B K ABSAE S B ST RN BT IE FHBE 2 50, (HANVGRIEZE & —E B A
R AW SRR KRR B, 555 R AR R BE R A R A 4 I 1A

e S AN AR LR

ARG WP A 25 BERER 2 H 1
AW E 2021 4 04 A 01 HEESE 2021 45 06 A 30 H 1k

§ 2 &7 FE
Fe L THFR SRR
H e T 002168
oS (Y RLIRIFF IR
RE&AFAEMH 2016 22 A 4 H

T YA I < A7y BT

1, 168, 964, 473. 29 1

BB H AR

A ORI A G, ARG B RS IR R i sh PR RT3 T~
R el st KJa i sBiil e, JeREsika 5
K TAIE(E

RIS EARIEFBCR N R . ZMR K. ER R TR RN,
TEBE G A5 TRV 2405 (W 180 0% L5191 BT P ok e 3 o o i 2 8 L 48]
BT RNS . ARFE S TR R RV EARAR KBTI, HAZ 0268
P EAE. A R E A Re, MR — e
HRARL AL,

AR RIS AT KRV i E . A s . i ok
W R /INAME R SR T RS . ATAE SR EETRES . VRS RRIE SR KU
B PETRI .

b &t B i

HEVRZEAT AR B0 A Zex80%-+H 5 e 48 Bl i ZE+20%

PSR 2 45 AR

NI NIRRT BBk & T R T RS AT U WA 2 YO IE 7
B e A, RSO & TR G . foriiite
MM E.

I G AT

T [ TR RAT B A IR A W




PR RER R IR SE 2021 4E5R 2 TR

§ 3 FEWM SR MESRERN

3.1 XFEMEHER

Bfr: ARt
BB R WA (202144 H 1 H-2021 4£ 6 A 30 HD
1 AHA 2 seBl e et 324, 586, 769. 54
2. A A 1,314, 110, 554. 37
3. ALY 3515 4 A B A R 0. 9604
4. AR 4 0 1 4,823, 455, 188. 42
5. AR FE A A E 4. 126

2

A (D AW CSIEE RS AR SN . 83las . HAbN CORE A e E S D
THBRARR SR RARAT AR A Cse i e in_EA A 2 Se i (B AR B e -

(2) ERFEENSHEAR A BRI NNEAZ 53 &R AR, Th A ALE SERRIL T KT 21
THrHECT

pai

3.2 HEHERN
3. 2. 1 S MBHER KR R H 5 RS B I S R
NS
HHEIE KR | EBKR | gt -
Bt o » TR 25 R R OO @—@
® MHEEQ | HERZEERO ‘
HZ®
TE=ZAH 31. 19% 1. 54% 17. 33% 1. 29% 13. 86% 0. 25%
FENH 14. 71% 1. 83% 9.01% 1. 38% 5. 70% 0. 45%
o4 69. 86% 1. 90% 48. 95% 1. 44% 20. 91% 0. 46%
AR 224. 12% 1. 81% 54. 90% 1. 34% 169. 22% 0. 47%
pU R T = 242. 41% 1. 60% 39. 67% 1. 15% 202. 74% 0. 45%
H3E4 5
312. 60% 1. 59% 61. 55% 1. 18% 251. 05% 0. 41%
GRS

3.2.2 BEEAFAMMRES RIHFEREKEAZ K HE RN SRR @
KRBT R



% SRR REITEBUEE 2021 45 2 TR,

LB ERRR T HERKES ﬁ@%‘ﬂkm b e o 3 2R B R 58 AE B

(201602 H04H = 2021506 530H)

320.00%
280.00% "

"
240.00% Mﬁﬂ
200.00% w«’
160.00% i

120.00%

80.00% mw"(

40.00%

' ' _ : M ,n..ManJu M“"ﬂh"""k"j
0.00% A il

!

¥
S
)

g M~ o =] ™~ m =t Tq] [s0] =)} (=] m =t 7] w o] (=] = nm (=]
7 o e o e o o 9 ~ M - o 9 < o 9 & 9 m
[ Ly [se] ™~ [na] ~ S —~ L [=o] — [aa] w = — g [=e] — [} w
2 @ @ ~ 9 g 19 @ 9 A~ 9 9 4 9 9 9 o g 9
(=] [{=] [{=] [{=] M~ M~ I""'- (== W (o] 0 [=}] [=}] (=)} (=] (=] (=] = — —
= 4 4 4 =H =H =2 94 9 +d = = ™= = ™~ ™ 4 0o o o
= = = = = = = = (=] (=1 = = = = = = = = = =
(o] ™~ ™~ ™~ ™~ ~ ~ ~ ~ ~ i~ i~ i~ i~ i~ i~ i~ (o] (o] i~
|—%%§ ESERZERETNFESRE — EXTRREREE I4F %r%%zﬁﬂ

T RS RS U BIN2E, Adka kL
I AR I S 1) A8 TBE 7 C B LI 7T B 3 & A R 405

3. 3 HAhtr
X

U>

FZERCHIEE 6 S H O], Ealigin

g

§4 BEAMRSE

4. 1 RE&E2HE (RESLIEPN)

FEARFE SRR GZ IR | 1F5 Ml

5]
A RS Tomnw [ senm |

B

ARH
e SR
(19735

B REUEE .
LS LT INE
MR 2016 4E 4 H 30 2011 F AT LI L E AR A A, B

s - 04 [ERET AR L, T

E.EE H
o i , BAHESE Ttk o
e e ., AR fH Mol #H&

RE.
KB 15
BlRAH
Creai

E: (D BEEReSHE “EREN MEeaRANH, WERIEEEEe2HEY 2R
FUH” SRR 2 =) D€ i 8 AR 5 BIAE HUUT SR ARYE 2 7] R g 8 2 AR IS H 391 o
(2) UEZFMEATE SCGEM GIEFRAL AL N 53 B4 A B M) HIA SSALE -

%47k 11



PR RER R IR SE 2021 4E5R 2 TR

4. 2 B AN E AN S EGIZ/E B TS F K3 A

WEHIAN, ARGERNHEENE T GEFE). GEFRBEHESE) IARRERR. (5
SR RGN IR R SR A e i e B[R] AHARAR SR A E , AE LA B
BT SR RS P B, A R XU (At B, NS R NRSR B OR2d . A
SBAFE BT A RIEEEMMNIE S S FIRIUEMLE, T ER SO IRE AR RT 8.

ot

4.3 AP ET A

4. 3. 1 A3 5 B HAT B

WA, EEEHENRPITIER S GEFREEEEH AR A PSR TE L) M
NEAE AT G HIEE, ST G ARG E B ARSI RS, ISR R R R 5
VUM S £ B3 R S5 T 28 A PO 2 s 383 5838 58 5 Y Bl A 52858 50 (R A1 28 B AR AT 4R )
PRSP FFEEIIEOREGE, IR AT A5 IR SEBL; 8 1T RGN T %5507 Gt
THE I, AR E A SRS .

4.3.2 RERZ AT AR T
WEWIN, REERKEFRELHTN.

4. 4 ] E A E S K BB RSSO

TFREENAGRESESE TR, ERRERANHEIZ D %, BEEIEKE A s itk
(Al ERR, T T AT RO R SR B S . B RS, T IR RO AN S MR
AR RSy, KRR SAHWAGE ), (AERGTF W — P E 5t 2R b A BAT. T
[ 7R X 58 R 5 2 FP AR AL AT 2 B, R I I AT RO B SR, AR AE R TR 1
TR MERE .

B PR O R ERITR A RS, BrRe R I i e Btk EATES . HNEE
FROLIEF] 12%, MELLER) S%RIEEESET, 10 HZE R LT R 2 B R AR T R .
SRR, BRI [E 2 [ 55 [H 7581 2 5400 20%, 28 [E BE A BUR IR SR LA BB IndBIE .
FATTCHE I AL T A BRE eV Ik A S R Sl 2, ARSR AR5 O 76 SR BB AT e 2 H 1T 37
Y, Al REE R NG, AMULEI T BORIASE, WEON T RORINAIEE . RN
FEERIIPEEITIAR e Al B, B F R BERBATA A R HIEM KN E T &=,

M) 5-10 SFERIZERERT, Hh B VAT S BRIGE N AR BR AR E BT, Rl B &
ERTES IS RE Ak, A2 ARG B R B R T R KIE S, BATHERE K
Wi R, hkhEEIZZ SRS, AETH 1-3 FREHKE, £al TEENFERN

Fo5U o 11w



PR RER R IR SE 2021 4E5R 2 TR

T I B Y5k Ja , SR E A PR LU 25 e R 2 . BRI AN VA B
REBEEATERRINZ O 5, WRAM T R b2 2, (HE BT EAT
¥ BRI K AR BATRKIR NN R A BCENME, R BRAT R S ) AN
Ji Tl

455 JATTTIER ) ROE-DCF TH, YL ERAS A, Aep B LTS ok A Bkss 4+ 132
THES, BAMFEEE R, Bt DREmRAEH T, RE0sid s iail.

4.5 WEHANZESHFNLSTRI
B E AN PIRA LS AR EN 4. 126 J6; ARG IAZE S AU EE KRR 31, 19%, Ak8:
b R UE 35 A 17, 33%.

4. 6 MEBHINEESTA ANBEE & T E TG 3

o
§ 5 BHRAAWRE
5. 1 IREMRZSH=HESHMR

75 i H &8 OB b 3 S BT PRI EL A (%)
1| BT 4,639, 153, 828. 75 91.81
He: B 4,639, 153, 828. 75 91.81
e R - -
[ 5 Wi 2 #3 % 228, 921, 106. 50 4.53
Hep: iz 228, 921, 106. 50 4.53
B SCRFUE SR - -
Re BT - -
SRbATAE AR - -
SN IR 4 il % - -
Fodre SEWraE i RN IR 8 4 R Bt B |

ﬁ
AT A A AT 102, 701, 752. 58 2.03
Hofh 557 82, 320, 004. 28 1.63
At 5, 053, 096, 692. 11 100. 00

5. 2 MEHIRILAT WA RPBREREAS

5. 2. 1 EWIREATW A RIIB AR ER R LS
i3 BB b

(N E] 7ML ~feE o) #l %

ARy MRS B, s 11, 290. 28 0. 00

=
»
=
o
o



I BRIR M EE 2021 AFES 2 MR,
B R - -
C [HlEk 4,136,111, 155. 72 85. 75
D M. #T7 B SOKA R
N4 4, 662. 00 0. 00
E (@5 14, 356. 93 0. 00
F oo tRAEE 273, 170. 14 0.01
G psisin. oiEAbEl 141, 527, 370. 00| 2.93
H o |[fFErE Dol - -
I (& B A S B AR RS 271, 863, 950. 98 5. 64
T |&Rlk 34, 721. 10 0. 00
K (i - -
L [FEGTRIR 45 MR 55k - -
M [RHER TR AR R S5 808, 669. 45 0. 02
N KRS BRI it A B 79, 082. 15 0. 00
0 |[FRRS . BEAHABARSS - -
P #HE - -
Q | BAEMASTAE - -
R 3. RE AL R 88, 425, 400. 00 1.83
S |GEA - -
At 4,639, 153, 828. 75 96. 18

5. 2. 2 MEHIRIATW A R ER R ERRAS

Teo

5. 3 JIREL A SAME & BT3B LB R/ HEFF BB BB W 4
5. 3. 1 REHIRIEA aME 5 E ST 198 HL B AN R AT+ 2 B = B A

e | mEmREm | mEak | HE D |ARHE G E%%({;: )@‘EW’J
1 300750 TAEAR 916, 5011490, 144, 734. 80 10. 16
2 688116 REFHE 3, 148, 805|371, 558, 990. 00 7.70
3 000049 T ZE 6, 878, 534(315, 724, 710. 60 6. 55
4 002709 RIGH K 2,915, 563|302, 159, 823. 56 6. 26
5 603659 BTk 2, 000, 995[273, 335, 917. 00 5. 67
6 300037 e R 2, 636, 814|263, 945, 081. 40 5.47
7 600699 B e 1 9,601, 712|245, 035, 690. 24 5.08
8 601799 BB 1, 001, 015|225, 949, 105. 80 4. 68
9 688388 LR 2, 340, 417|212, 884, 330. 32 4. 41
10 002475 SR 2 4, 274, 900(196, 645, 400. 00 4.08

e REIRARESFAAN TR fiE A AHE b g st 10%, &1 202147 H 2 Hifl

A 10%LL .

=
pes

=




T RRR R 2021 4E5E 2 MRS

5. 3. 2 JARIE A Sl fE 5 2 & H = 1 E H K/ MR I & B P AL AR Bk R 4
=N s

T

5. 4 MEWARE B M RN RFB R A S

AR
e i SR At G 5%@%: f*ﬁ
1 K fii 77 - -
2 JAT AR - -
3 KA hies 199, 884, 000. 00 4. 14
Horb: BURME SR 199, 884, 000. 00 4. 14
4 k7 - -
5 i M 5 3 R % 5 - -
6 SRR _ _
7 Al (A2 #f5t) 29, 037, 106. 50 0. 60
8 [ERIZ - -
9 HAth - -
10 | &if 228,921, 106. 50 4.75
5.5 EFIRIZA AME HE ST 3E LU X/ HEF R BT B4 f s B s B 4
ANTR
e | BRI | BEAR | ME GO | ARKME GO 7;5%5{;(}: :
1 210404 21 KK 04 900, 000 89, 856, 000. 00 1. 86
2 200309 20 3 09 700, 000 70, 028, 000. 00 1. 45
3 200406 20 4 % 06 400, 000 40, 000, 000. 00 0.83
4 127030 RRT A5t 112, 560 17, 129, 380. 80 0. 36
5 123096 ROk 81, 543 8, 733, 255. 30 0.18

5. 6 MEFARIZ A RPME G2 S F A LI/ D HEF RN+ 42 B SHFER R R
Gk

T

5. T MEWIRIZA RIME G ESH#ELLHIR/DHEFRET LA R R IIH

Teo

5. 8 & HIRIZ A FME o5 F & B3 E LU RN HERF BB TL 48 AGES 3 B 40

T

5.9 MEIRFE SRR KBTI B 5 1B 0L i
5.9. 1 REHIRA RSB HIRIE R R AR A4

%87 k11




T

()]

. 9. 2 AR SHBBAIIH R PR BUK
p

[$)]

10 MEHRAZR SR B E R Z B LU

[$)]

- 10. 1 A H BT B B R BUR
o

()]

. 10. 2 B FARAE S K B FUA R RF- A8 B 48
o

ol

. 10. 3 A H AR B BV
o

5. 11 {BAEWE ME

5.11. 1 AEEBHE AT B IEF K RT EE LR T BB E TR AE, K
EREmE HAT—FEAZBATTER . LHRER

T A AR BB B AT AT B RAT BRI B T I LM A, AR G H AT
FNATEE TR AT AR RAT EARRZEIATEDT. AT,

5.11.2 ZREHRE W+ BIRERTE HES & FIME N FIEREE
A R IIAT T AR, B 2 A R UE ) 2 e JB R I 2 A B SR

5.11. 3 HARE =R,

e R & )

1 17 HARIE S 512, 990. 75
2 |NBGERIE R 40, 873, 431. 74
3 NI -
4 YR 2, 725, 189. 92
5 |BUSCHI K 38, 208, 391. 87
6 FALRIGK -
T R -
8  |HAh -
9 A1 82, 320, 004. 28

5. 11. 4 EHIRFFH B4 T # U I w3 B f5 55 A 20

9T k11|



BEVTAEBEEE 2021 455 2 TR JEqR

T

5. 11. 5 REAAR AT 148 B FE A A FE Ul S PR 1B O K UL A

. s 5 4 T BRI A RNE | HREERFG | REZRE
FE | R B ) HEEH 0 | B
1 002709 KIGHHEL 69, 786, 753. 54 1.45 jEé§}$j%$T
BisE
5. 11. 6 HHEAH A G ER AN SCFEH#IRE 5
To
§ 6 FFIAZEE ML)
Bfr: 4y

T S5 < UL 0

1, 356, 287, 487. 66

7 91300 ) 5 < I A A

423, 050, 472. 91

el ST ) < B ] 0

610, 373, 487. 28

T ST ) 5 g R 0 AR B A (i
UL -7 SRED

T I R <y L 0

1, 168, 964, 473. 29

TE: 0 ST IR 0 < R A O B B A

SV VBE [B] 43 00 2 2 46 A7 0

§7 ZEEENBHERRERELEERHIL

7.1 REEEARFHRESHFEHNER
o

7.2 BR&EENZHERRERRFEER 5 AH
o

§8 HAEXMHHEHFR

8.1 #BEXMHEBE=

(1) Hh R IR M 2 3 SRR REIR 4 IR Y

(2) (GESLERERFBER MR R SRS G R
(3) i LR REIR A R RNIE R B A A )
(4) G SR BB SR IR R B G A SR 45D

(5) ZE & H M S5 BAR LA BRI

o100 4E 11 58

UE I3 $5% 58 F N AR A 5 S A




PR RER R IR SE 2021 4E5R 2 TR

(6) 757 H A 53 S BEV

hy
_H:I-
=
]
i

UEZF AL B T A5 T A o

8. 2 Tt R
AEHCHT IR X FE A0 KA 21 5 Bt E B AR AR C 5 ik 120 2 5 SEHE S A TR A 7

8.3 AR
(1) PmEify: AREEAS TIEH 8:30-11:30,13:00-17:30, &G AR ER, thal
1% TR R SEZENE.
(2) Wshesi]): FEEEEAMLE: http://www. jsfund. cn
B EXS ARG WA B, ATAE ARG G R S B AR A, &G 400-600-8800,

8¢ & E-mail:service@jsfund. cn.

REESEEARAF
2021 £ 7 H 20 H

%110

Pz

1171



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 备查文件目录
	8.1 备查文件目录
	8.2 存放地点
	8.3 查阅方式


