L

MR EE R TG EE

2021 SE35 2 2

=R

2021 %6 A 30 H

EEFHAN: RENBEESEEFRAF
EEEEN: PEERBITROFRAF
WEZRHHRE: 202147 H 21 H



ARG TN 2021 4255 2 TR

§1 HERR

LN M #E 2 LR RS SRR R, 3T I MROR B KOs R,
FEXF LA R LS RN S R M AR AN I B T AT

FEGFEE NP E@RHUT IR R A AR AR S S FRE, T 202147 H 20 HERTA
Wt M 5 FhR . HERIAR R AWM EEANA, REERNBEAEREBICE. 1RSI
NE AN DN b

R R LLSAE F SR 5T ) S0 A8 F A S R 58, (B A PRI & — & A A

FEEHE A SRR HARRIL . SV KUK, BB 7R 30 SR A BT 4 ) 1A
2 SAINEE VLR

AAR s I 55 BORERE H it

AR IE 2021 4 4 7 1 HiEEE 2021 46 H 30 H k.

§ 2 BE 7= Mg
B G TRRR RAERILE TR
R4 FRY 000371
B SLTTF iR
EeAREARH 2013 4F 10 A 18 [
i R 3 4 40 B 0 22, 369, 278, 529. 27 ¢
et 5w TEFE /3 ) 4 W 72 UK (R RS & 8 = IR s 1tk () AT
P, BRI SRR [F, S5l
S A iy
P g A FE G A TR LAORAIE B8 72 1R 22 A PE R Bl 1 R AR
JEI,  F1RAENT E AN A B E . T I B R
BENER BT B, B AR R E
A, PEOLIRIE TR OC AR B 1 VG R PN () SR gk T
H, BT R A S .
b 45 bl A FE v LRIBAAE R 2 B S)
ARSI 25 REAE RIS RTINS, RUFFRRTEE L T R AR
Rl A I 4 PR T XS AN T HAAL AR A T I SR A S
& REMESE. fipiits,
AN RAE AR I 4 1A TR A ]
BEEEA HH ] BEARAT I A A PR A )
R4 4 O 4 T FAEINAR B4 5 0| B AR INAR B4 0% | R AR IAR T 4 5 1
M A M B M C
B P A G AR 000371 010288 003792

%270 k16 1




R IR I

EHEN 2021 F5 2 TR

8,952, 545, 924. 02

12, 006, 562, 923. 87

1,410, 169, 681. 38

s WK N 8 2 e FE & i A AT 0 0 0

§ 3 XEM ST MESFERI
3.1 FEMEHER

Az NRMIT

BB R i=0 7N AR (2021 4F 4 H 1 H-2021 4 6 H 30 H)

RARISTRDA | RAEMEREEENB | RAMNRHEERTC
1. A 2B s 54, 466, 476. 99 62, 255, 315. 85 9, 842, 527. 23
2. AW 54, 466, 476. 99 62, 255, 315. 85 9, 842, 527. 23
3. WK & % il 8, 952, 545, 924. 02 12, 006, 562, 923. 87 1, 410, 169, 681. 38

T OAH Bt 155 S AIMUE BN . BTG

BrRAR PR

DS T

HAtle N (ANE A AR 41

QAR A A C B i N EAA SR EAR S, T 0T T i R SR MR A
L DB, ARMEESIEAE,
3.2 EE&HERI
3.2. 1 &M ER R K H 5 RHNS BRI 28 2 1 LB

A 3] L ST S AN AS SR 1 g AR 5

B AR B 4 2 1T A
| e
EWEE R | AR | gt | D
B B o T DT el s kAR | O—0 @—@
@ FHEEO | #Elksxke | T
#e£@
TE=NH 0. 5662% 0.0012% 0. 3366% 0. 0000% 0. 2296% 0.0012%
T FENH 1. 1973% 0.0013% 0. 6695% 0. 0000% 0. 5278% 0.0013%
o £ —4F 2. 3042% 0. 0016% 1. 3500% 0. 0000% 0. 9542% 0. 0016%
o =4 8. 2999% 0. 0019% 4. 0537% 0. 0000% 4. 2462% 0. 0019%
TEHFE 16. 5828% 0. 0024% 6. 7537% 0. 0000% 9. 8291% 0. 0024%
HEBR
Eii%;gg;;: 30. 2052% 0.0031% 10. 4042% 0. 0000% 19. 8010% 0.0031%
5y 7
A INARBL 4 e T B
\ e | " | e
" W | Wl | gk | T
B Bt . e~ | NG FRE | ©O—0) @—-®
® HHEEO | #lkREe |
0
TE=ANH 0. 6265% 0.0012% 0. 3366% 0. 0000% 0. 2899% 0.0012%
o ENH 1. 3180% 0.0013% 0. 6695% 0. 0000% 0. 6485% 0.0013%
HEHR
Eii;;gg;f? 2. 0561% 0. 0016% 1.0319% 0. 0000% 1. 0242% 0. 0016%
X 7
B A AR T4 B 1T C
R | AR | SRR | SR
W By v Beamoionill Reassiodionill IO EEC) @—®@
® WFHEED | KRG | k2R

% 30 3

16 7T



ARG TN 2021 4255 2 TR
HEZE®

TE=NH 0. 5661% 0. 0012% 0. 3366% 0. 0000% 0. 2295% 0. 0012%

T EARNH 1. 1973% 0. 0013% 0. 6695% 0. 0000% 0. 5278% 0.0013%

o 2. 3042% 0.0016% 1. 3500% 0. 0000% 0. 9542% 0. 0016%

k= 8. 3005% 0.0019% 4. 0537% 0. 0000% 4. 2468% 0. 0019%
e

ii};@%/\ 13. 8300% 0. 0026% 5. 6478% 0. 0000% 8. 1822% 0. 0026%
g3 7

¥ OMEST iR =L R AR AR (B E)
@AFS [ 2017 4F 4 H 24 HEE, 30 C BIEE 45

OAIEEH 2020 ££ 9 H 22 Hil, 0B e M H5]

3.2.2 HES A FAMURES RIHFER R FZF) LIS LS BRI H

RBZHI R

RAEBAERWMA R 4F5 00K 3 3K 55 /8 A e oy B AR IR PR 35 3K 0Y 5 5L 8 %
s He &8

30.00%
27.00%
24.00%
21.00%
18.00%
15. 00%
12.00%
00%
. 00%
. 00%
00%

°©wo v

2013-10-18

2014-08-10
2015-01-05

2015-10-28

2016-03-24
2016-08-19

2017-01-14

o
T
AN
T

2017-06-11
2017-11-06

(=]
(=]
o

2019-01-24

2019-06-21

2019-11-16

2020-04-12
2020-09-07

1]
71 2014-03-15
H;F

Ht 06—
g 2015-06-02

RilE

=t
=]

=Hr
H
==

MAR P ENESE —RE MRS

i 2018-08-29

H
i

EFAR L B E |

p=i
H
>
p=i

2021-02-02

2021-06-30



AR &

FIUM 2021 5 2 FRER

R Aw=mWME Rk ik 3 3K 55 8 A dle ot B IR ORI 38 K69 5 S e 3

s He &8

. 00%
. 80%
. 60%

40%
. 20%
. 00%

80%
60% T

0. 40% B

(=T = R |

0. 20% e
0.00% | L=

- —
-— =
1 ]
— o
— —

O
T
=
T

2020-09-22
2020-10-06
2020-10-20
2020-11-03
2020-12-15
2020-12-29
2021-01-12
2021-01-26
2021-02-09
2021-02-23
2021-03-09
2021-04-20
2021-05-04

3@ =
2 =]
&~ o &~

®| 2021-03-23

2021-05-18
2021-06-01
2021-06-16
2021-06-30

|[—REMBALEEFBRITPENGEE —REMRMNEE!

b

mBR il S 75 =

RiajoBAaw=mEmC Rk ik 3 3K 5 8 A e ot BB 38 SRl 38 K609 5 S e 3

s He &8

14.
13
12

00%
00%
00%
11.00%
10. 00%
. 00%
00%
. 00%
. 00%
00%
00%
00%
00%
00%
. 00%

CmMwhOOrN®O

o
o
u
A

o
iy
o
T

2017-04-24
2017-07-13
2017-10-01
2017-12-20
2018-03-10
2018-08-17
2018-11-05
2019-01-24
2019-04-14
2019-07-03
2019-09-21
2019-12-10
2020-05-18
2020-08-06

[=a] =
-— o
[=] =
[} (s}

2020-10-25
2021-01-13
2021-04-03
2021-06-30

&

meR i FENEE —REMIR

H

Ht
pirs

&

Ht

|[—E4EmEns

M ORI S et =]

H: AREAFT 20134 10 A 18 HAN, AXE&E I NERESARAEKHEM 6 MH. BE
EOWIGE R MRS WIAR, AREE SR -0 E L5 &5 44 F A S0 B R e i1
2. AE4EH 2017 4 H 24 Hilg, 880 CRESMEEM . A4 H 2020 49 H 22 Hil,

H4n B R EE AR .

§4 BEAME
4.1 #&2E (REL2END BN

A e S TR 12 Yl §
R = H
A BE Trmnm | mEnm | ER v
BE AEGHE| 200908 1 | - | 1404 [E RN, 14 M




RAMMRILE TN 2021 465 2 TRk

st

12 H

W . H 2007 £4 2011 A4 75
& B A MR A A5 5 E AL 5 517

%, H 2011 45 H % 2013 4 8 HAEH
IE & & A IR AR A 5 AL
Sy RS, H 2013 4F 8 H 4 2014 4F 3
HAET7 IEE S HAA R A w5
ARG ZHEE, {2014 F3 HE

2016 4F 1 HIEH IEE RS EHARA
ARG A T, 2016 4 1 HIMARA
MRS EHARAR, LRSS

P, H 2016 4F 12 H &5 RA ISR
R EREELH; H 2018
3 BT RA IR E & e
T 27 B U S 45 B R e A R B

[ 2019 4 8 H &SHERAMBRN &=
Temmigits . RAEMRE A6
ANEHA GRS SLTE; H 2020 4 4
H 2 A54T RAE AR 0 i 27 BUIE 5 4%
HREHEESM; H 2020 7 AEAH
A A IR = S 445 F o 1o 23 B IE 77 4%
v e (RRAMRE BRI A E i
RNEHH SRR R) e g B,

H 2020 4 8 H AT AR IR 52 4 5
FANEF RIS IS A R, 2017 4F 2
HZ 2019 4F 11 A4 RAE IR EFF-46
G AP R SRS S, |

2016 4F 4 H % 2018 4F 8 H4BAT R A
RAFEGF IR R RIS S L,

H 2018 4F 8 H % 2018 4F 9 H (TR
DRI S € T2 Y ke sUE 27 4%
TS (R RAINERFE G AUIER
PRGN R e, {2017 4
8 HZ 2018 4 2 H AL RA RS 1
FANEF RIS I L, H 2017 4F
7 HZE 2018 4F 4 H AT RAE AR 85 I 53
FANEF RS I S LM H 2016 4F
7 A% 2018 4F 6 HHAT RAE MR85 & 5
FANEF RS H S L H 2017 4F
8 H#& 2018 4 7 H AT RA IR 25 545
FANEF RS IS L H 2017 4F
9 H# 2018 4 7 AT RA IR s A4l
G AP R RS RSS2, H

2016 4= 6 H % 2018 4 10 AHAERA N
WIMGRFE DTSR LH; H
2016 4F 11 A % 2020 4F 3 AHAERAIN

=
pes

=



A4 E 12 T 2021 F48 2 BRFHRA

WR BB 7 R AIE TR TR A
G4, [ 2020 43 HE 2020 £ 3 H
AR A IR FE i MR R R R A
CHH AR R B FE 7 RGBS
PR IEE AR KB, H 2016
4 H & 2020 4F 7 HIERAMRE &
B H A B R R R e R a8
. H 2017 49 HE 2021 4E 1 HiE/E
B AR AR 2K 46 2 2 o I 5 B U e AR
KW HER SRS, H2016F4HE
2021 4F 6 H AT RAMERILE R 67 T
[IPZE e AL

e O ERAERIH . BAE H AR AN I 5 [F) A2 280 BA B 78 B\ A i (A e 3R
o
QIUEZF ML SGEMATIE 2 CIEFRAL MNP R AR BINED BIARSSAE «
4.2 IR A BRI (B LB
AIREHIA, BN RS (PRI EIEF R ) KA EANE
M AR S RUE R A FRAE, AFWELEH . B ot i R EAE 2R 5, 8™
IR RTINS AR NSRBI . ARG A, e F AR GEG I,
T I S R AR 28 AT

4.3 A PG ETYLH
4. 3. 1 AP 5 ERPATIE R

AT PERHAT GRS B BN A A TSRS EN) , 58T AR TS5
B, R OV R AR RIS, R . TR S S SR BN ),
FIR AR WA BT, BRI A PUT MRS R BE S RI &ANIR AT, TR T
AR A TR HATIR R

MFHARS, ARBRATRSRGHA TG, EHRSDRBIGATITHEL,
RGEF|IPAT AP Mo, AR PRSI F SR A S 2 BRI E B R85 5 .

ST IINE Sy, AT EEHRATRTIL S 55 BT 5 SR 5 b S5 4058 5 158 5 ) Bl
FE, PREBAR R A GRS A RIS G W T2 — i Rl AEATFRAT SR Rl 5E
DA T4 SGEATINAS B, S B A FIAE S S0 ROB ST I 52 5 BER AL & (058 S s RIS, 8
AR RS PRS2 ) S 0158 5 48 SRFEAT )

ARG I, ASE S BN AT 5 RS B I AT, KRR EERA TS
T E 1




ARG TN 2021 4255 2 TR

4.3.2 REXZT AR IS
KA RSP RAFRSCR A G 2 R H A 5, AR L] BE T BN 152 5 AR 2 Sk 1) 7]

HR AL S . AREIN, AIESREITRINREE LGB, MAETARRHES 5025
It T SEAN R H R 0032 55 BS503R AT R I RS 24 H BSE 5 11 5% & 0«
4. 4 WEHNES KR RIBRZEIEST

CEREFEERNAFRSEEE . EPT RIS, TSI BT 0 6% b 7R
Wk, T 5 W P 0 e A B R EL AR MK T 2019 4E R, Horb = Bk 450k,
B mYS, AR T AT R R U IERRE R, T R E RS T IO,
UERF R NLEAT . ALRIEIEIRIE, (BAEDYERELT . KT, PPT 2 RSE L BKAE R PR &R
AR S i K 9%, CPT /N [m] FHELSZ % P A% KR T RS 4EHF AR . SRAT IR TR e 7
“Farsk” , FEARYERFRR 10042 7 K A ERAE ER 2. 2% R R 3R

CEERFIERNERY T, 4 Al AR IR BRSO ERAT . R
REAZ B 5 DA S NP SEE I (R4, (H S bR Bt e Th LU U e Ay, 307 053 R AT 0 FE AR T Tl i,
Ko A E B, iR BN 5 A, EAHS X I LR g m el b
AN I — R, I BN RECE ), BRI M T RIENIGA: N6 H, A
VIR ST, RN R RS 5 HYIKT, 6 F dh) ST 4k el ikik i 4 Rl g i sh ik
EEFM, R LN 5 AR T K IERR %, N LW S 2w a2
TR, G ia /M E R

T ZEHUTIR T R SRR I A R A A B R R AT . R, ROOT B3{H 2. 03%,
B EZEEENAT 2bps ROO7 SAMH 2. 25%, B EZ=E 4T 16bp; DROOL  I{H 1.97%, % bZEEE AT
Tbp; DROO7 ¥J{H 2. 16%, % LEZEFF F47 5bp.

iR, 3 A H B FIRAT AR R 2RI N 2. 41%, B b —ZRE F47 22bps 6 AN H et il
BATHRIRIER 2.62% , BLE—ZFFE T 12bp; 1 IR BIHRAT AR RN
2.92%, % FZEFERAT 10bp; 1 SEWIE TP R I 2. 57%, B EZFFEERAT 13bp; 1 4E AAA
H R A B AR R M 2. 96%, B L —ZRFE AT 14bps 1 AR AA+rh RIS B AR
HIEN 3. 09%, B E—Z=BE AT 23bp.

K, 3 AR IR R 3. 11%, #5 —ZRPE AT 6bps 3 AT AAA Fp R T SR B
W RIME N 3. 46%, B E—ZEFE NAT 15bp; 3 4RI AA+H S SIS B3 25 SR M
3.68%, bR AT 23bps 5 FEWIEIF AL T A 3. 29%, B E—ZFE AT 9bp: 10 4EH

FE Tl as 21 3. 53%, BLE—ZF=/ AT 10bp.

o8 I 1617



RAINIRILE T 6T 2021 457 2 TR,

FEARE I, ARG AENEA R AR F 0 AR oy 1 R E B, IRAFROE
HIAL A AR SEACH IALAT R, ETT B Bk i I L 23T I E, AR RIESIS PRI AT
N BB NIRI T B B

4.5 |EHANESHFNL SR
BEAREARKRAEMBISFEIM A ARG WL A EIE KRN 0. 5662%, [F] k457

BRI R %6 0. 3366%; HEAM IR RA MMM E T R H B A IS HETHEHN K
N 0. 6265%, (AL SR LA EHENC R RN 0. 3366%; 2 AR5 IR RAINARBL & 5 5 M ¢ AR
IR S I AU E G K2 0. 5661%, [FIIMES: LR HEI 25 24 0. 3366%.
4.6 REFNESTFH NBERESH IFEME A

AR WA A AP AEESE AN TAE H G A B AN — 8 NBGE G %1
KT AT /Tt

§ 5 BFALGWE
5. 1 ERFZLSEFHEEMN
5 TiH SH () b B AL (%)
1 [#] 5 YA 2 B % 16, 474, 737, 865. 30 67. 92
Hrp. ffizz 16, 401, 737, 865. 30 67.62
%R
s BT 73. 000, 000. 00 0. 30
2 [ENRESEE 5, 135, 716, 303. 59 21.17
A ST R A | B
SN RS Gl e
ERAT A7 AR &5 B 4%
3 2, 582, 666, 660. 51 10. 65
(DE=u
HoAh B = 62, 742, 364. 64 0. 26
&it 24, 255, 863, 194. 04 100. 00
5. 2 5 B 5 [l W il % 1 ot
5 i H RS IR E ] (%)
1 e 11 P52 75 [R1  j % < 7.65
Horrs ST R ) ik % -
. 7 3L 4 W PRI
F5 i H GH ()
T ’ R T e (%)
2 4t J R A5 55 [0 A i 7% 4 0 1, 874, 332, 102. 82 8. 38
Horre ST o] e Rl 5% - -

Foom 3167



A DRI

EEITM 2021 45 2 TR

TE: SR TP 0073 [ R 8 A 00 o < L ) PR AP D 5 ST P A H R B AR 5 B 1 L)
fH ] B 2

3 IE [ 4 ) Bt < R A I 22 & 35 7 1L ) 20% ) 58 B
TE: AEASHR A S N AR I e 5055 L [P ) B B AR AIUAC B 0o 2 4 B 1L YD 20%

5.3 HEBRASTHFIAKRIWIR
5.3. 1 BB A S FHIRIRIFRIEARF L

Wi KA

e AR I BT A P F AR IR 84
75 T A BB 2L 1 23R A T R e e 105
T TP 4R BT 2 1 2 R R IR A A 79

MEFARKA G PR AKYRED 120 RIEH R

e AIEEEFLE:

TN AT G AR A E R BHH AT BRI AR IR 120 RETEIL.

5. 3. 2 MEART R A& FHFI AR R i Hotpl

ORI A G KT BRI AR IR 5 H AT 120 K7, Ak

P29 A JIRR

BIIPR BT ™ o g B 1
ERIEEE] o)

B HIPR AR o e B
ERIEEE] (%)

30 RN

36. 28

8. 38

b FRAFEIEIE 397 RNEFS)
RS

30 K () —60 K

8. 80

b FRAFEIEIE 397 RES)
RS

60 K (%) —90 K

26. 54

b JRAFEIEIE 397 RES)
RS

00 & (&) —120 K

5.39

o SRR 397 RS
BESE

120 K (&) —397 K ()

31. 14

o SRR 397 RIS
BESE

it

108. 15

8. 38

5. 4 MEWIN R A & FIRRF LM 240 RIFHLUHH
Vs AR A SR R B AL A PR AR AE SR 240 R

5.5 EMRE BRI RNBFRTAE

%10

T 3t

AP AN

16 T




RANER I &5

BT 2021 £E55 2 ARG

? > S, —_— V5P 5 N,
= 55 fh A FERA (6D b7 3 S P A L] (%)
1 | ExRfig 269, 182, 765. 30 1. 20
2 | RATEE - -
3 | &R 1,081, 111, 448. 93 4. 83
Hrp, Bk
- 879, 746, 841. 38 3.93
4 A5
4 | NkfRZR - -
|4 SR I
5| s R 5, 049, 163, 267. 25 22. 57
oy
6 | HIIEEHE 120, 601, 809. 75 0.54
7 | FENEAEE 9, 881, 678, 574. 07 44. 18
8 | HiAth - -
9 | &it 16, 401, 737, 865. 30 73. 32
Tl 4 A7 52 3
0 i 397 K ~ N
137 3 Fl| 2
iz
5. 6 Tt BARIEER A 5 24 B = 1E Eu B R /NHEA BT 42 35 e % E 4
Bt
Fs 7RG 75 44 GiEEE (5K) FERA (T e ER
(%)
21 FE4RAT
1 112104025 AT 8, 000, 000 787, 145, 907. 83 3. 52
CD025
21 A EARAT
2 112106123 SO 5, 500, 000 549, 190, 076. 49 2. 46
CD123
21 P224RAT
3 112111116 ks 4,700, 000 469, 338, 458. 72 2.10
CD116
4 2103678 21 i34 678 3, 300, 000 328, 813, 179. 41 1.47
21 5 W
5 012101602 RS 3, 000, 000 299, 914, 900. 66 1.34
SCP001
21 i 47
6 112118037 el 3, 000, 000 296, 231, 834. 80 1.32
CD037
21 b RERAT
7 112112080 ALEHRAT 3, 000, 000 294, 429, 556. 00 1.32
CD08O
21 fNVARAT
8 112103017 ACLERAT 3, 000, 000 293, 869, 207. 97 1.31
CDO17
21 PH224RAT
9 112181852 PyRAT 2,900, 000 286, 693, 351. 13 1.28
CD030
10 160309 16 #EH 09 2, 800, 000 280, 209, 685. 07 1.25
5.7 “WTFEM” 5 “WRBAEE” HieEEe = e E KR
| i H | By 0L

o1l 4k 16 0L




RAINIRILE T 6T 2021 457 2 TR,

i ST PN O 5 P PRI HELEE 0. 25 (557D —0. 5%[HE] FrITR AL 0
i T A P O 25 82 ) B e 0. 1000%
i T A P 25 82 ) B (A 0. 0498%
i 35 3 P AR AR i 25 52 1) 408 00 4 ) 7 BT 384 0.0771%

45 5 P A4 B R I 4 X ELAR B 0. 25% 1 1 v B
T AR HH A AR SR 4 R R A 7 fh 25 B2 PRI A 0BT 31 0. 25% 1) 1 L o
45 50 P IEDm B B I 485 (ETA 2 0. 5%1% 3L Ut BA
VAR WA A SR R AR TR S B A RHER B 0. BRI -

5. 8 METARIE IR A 5 2 & B 7=15E ELI R/ RS BB+ 48 B SCRAESR IR
GEE

. s o e e i B4 W P
Frs B | EHLHK HE () PR A () ;;m1w
0
1 137528 [E %% 28A1 300, 000 30, 000, 000. 00 0.13
2 137433 [E %% 25A1 230, 000 23, 000, 000. 00 0.10
137508 wERh 36A1 200, 000 20, 000, 000. 00 0.09

5.9 WRAGHE M

5.9.1 FE&H M =S
RIS ERA “PERARE”, BMEEX RLLENSAYIR,  $2 52 0 A 2R B 3OR] R I

JEHSENIS R 544, FERIR SN -T R, S HHE IR . AR AR TR M
ETRE S TR AR I A T A v SR B E

N T BEGRA] “PERANE” THE IR S B E S T IR R NS 5 W v S B
TR WA, IR 2 e B A N A 2 AR AT SR, ReEEEA TR
MAEH, SR EEAR, e A E X REAT EFVEAL, B “rEm”. B “WRmAR
7 R REERMES TN BE R T IMET A E W, AN
REFLEADE—BUR, SHERZN . WA FREE SN RRASHETMEER,, R
HSERE A Futth S L 6 55 7 A {E

AR B o LR R W% LR E AN RE 2 WL S BRI < B8 7 8 ST, 3 BN T AR R AR
Ul ESHEETE N WA, TR AERMEE G5 2 e E T AN E

5.9.2 AESHHE T B IEF K RT EEARRE HIEMEERITLRAE, =K
ARG E H T —FEAZBATTER . LHKER

[ ARAT RS v I AR AR I 2 A 51 CERARIE ST ¥R 7 (2020) 60 5, 4F H AL e H 3.
2020 4F 12 A 1 HD»
W EARAT R VRIS IR AR PRI S A0 T GRRERIE ST v (2021) 11 %5, fEH AT v HI:

o120 4 16 1L



ARG TN 2021 4255 2 TR

2021 4£ 5 17 AD.

HF AT R B AR ORI 240 5 CRROR I 1195 (2020) 24 5, AR HIAL T R E H
2020 4E 7 3 13 AD.

M AT R RIS I AR ORI 23 b T CGRRORIS Tl o (2021) 19 %5, fEH AR HoE H -
2021 4E 5 17 AD.

ANV ARAT Rl VRS A AR ORI 2 A0 11 CEOR IR T o (2020) 36 5, FEHHALTTHRE H -
2020 4E 7 3 13 A).

ANV ARAT Rl VRS A AR ORI 2 A0 11 CEMOR IR T o (2020) 66 5, R ALY R E H -
2020 4E 12 A 7 AD.

PV ARAT R R M AR ORI b 111 CRROR IR T = (2021) 1 5, AREHAL T $hoE HIH: 2021
F£1H19 HD.

SPARAT RIE VR I MU AR (RS 2 T I R AT (PR AR AR MR 1 e 2 (2020) 66 5, 1 HI AL T
e H: 2020 42 10 H 16 H).

SPHARAT R VE I AR (R I S m F I R AT (SRR e (2021) 34 5, AEHIALTT
e H: 2021 4E5 H 28 HD.

AESUARAT B VRS I AR ORI 2 b I R AL T GRUR R T v 72 (2020) 23 5, fEH AR
wEHY: 202047 H 11 HD.

AESURAT B VRS M AR R 2 AU I R AL T GRS T v (20200 4145, fEH4L
SivksE ;2020 4E 12 3 23 FD.

AL STHRAT DRI VRS A v BN RARAT B B (Jbm0) b5 CRRAE ST (2021)4 5, fE AR T
veE Hi: 2021 42 H 5 H).

VO 22 BT Rk I R AR R MR 2 B v MR R A 1T (BRAR PR IR 1T e (2021) 3 5, AEHIAL T ik
EHW: 202143 H 1 HD,

5. 9. 3 FAhFE =48

JF5 B4 i EH )

1 17 H R UE S 10, 835. 00
2 JNEYSCIE 77 5K -
3 VA& PSS 58, 780, 105. 52
4 I YAT R g 3 3,951, 424. 12
5 FoAth B -
6 e ol -

13 3L 167



RAINIRILE T 6T 2021 457 2 TR,

At

8

fit

62, 742, 364. 64

5.9. 4 WEA SR G FHER F A FHIR I
TS IR, I M5 & THI 8 ] REAF AL R 2 .

§ 6 JFBRE S HARE)
Hefire
GH | RAMSIETHRTA | RAEMSEEHRTE | REMERETRTC
i % 301
R

& 1
S

9, 118, 479, 478. 22

2,784,748, 247. 37

1, 708, 135, 600. 48

e & 3
1 1a) A
&l
473 4

8, 549, 208, 827. 62

13, 829, 621, 409. 36

1, 045, 308, 796. 71

& 3
1 1a) A
/ﬂ% 4%‘\ I)_l\i
[B] 473 5

8,715, 142, 381. 82

4,607, 806, 732. 86

1,343,274, 715.81

& 3
B OoR A
& 1 B
S

8,952, 545, 924. 02

12, 006, 562, 923. 87

1,410, 169, 681. 38

$7 ZeBEANCHERREHRAESTH YA

FF5 Lo TR oA | RS ) | ZHEEOT) | E@HEE %)

1 FH ) 2021-04-09 | 30, 000, 000. 00| 30, 000, 000. 00 -
2 FH ity 2021-04-15 | 20, 000, 000. 00| 20, 000, 000. 00 -
3 2 [ 2021-04-23 | —20, 000, 000. 00| —20, 000, 000. 00 -
4 HH ) 2021-04-30 | 10, 000, 000. 00| 10, 000, 000. 00 -
5 HH ) 2021-05-25 | 45, 000, 000. 00| 45, 000, 000. 00 -
6 AR XS 2021-06-30 3,213,674. 41| 3,213,674.41 -
At 88,213, 674.41| 88,213,674.41

TE: LRI “SE o

“I T B NARE IR E

§8 R HEE PSR HMEERFR

o140 4L 16 01




ARG TN 2021 4255 2 TR

8. 1 EMIN BB R EFEES LML BIEGEL 2058918 5L
TE: ASTEGAIR W N AL R 5L 0 A0 L A1) 1 B B R I 20% 00 B — $e B 1

8.2 WM B RN M EEFR
RIRE N, AREESEIARA 7T AS:
(1) 2021 54 H 21 H RAMBIESE AR A R BT 503 2021 G5 — Rk 52
IR
(2) 2021 44 H 21 H RAMBRIEETR iR 2021 58 —FE R
(3) 2021 4F 4 30 H RAMNARIE G HAG IR A 7] 58 T HRME A 53 38 M BT By BRHE B
A=
(4) 202146 H 1 H RAMRI AT B M5 5E 4 (A B3040 He 47 5 BORMSE 22 5 5
(5) 2021 % 6 H 1 H ARG F IR THTHHEE B F40) He 4= i vORHE 25
(6) 2021 46 H 1 H RAMRI A5 B8 M5 5E 4 (C B340 He 47 5 BORMY 22 5 5
(7) 2021 5E 6 H 1 H RAINRILE 57 Mg 28 e R S0 1 (2021 4858 1 5)

&l

§9 BAENMHFEF

9.1 F#EXMHEF
1A IR M2 % 2 i SR ) SO

2 (RAEMRIUEE LML EHEHIH)
3 (RANMMMEE I MHIHEEEEEF)

4 (RAEMRMEE M ITIZEETE ML
SRPNE I WIREE

6 JE B B AL S5 SR ALAE L BRI 2 R E AR
T REEIE LS TR B .

9. 2 FERHN A
S ST B 4 B R/ S ST NIRRT
9.3 AR

BR BT RIS GE BN IS IEE AR B G BN o G B A1 [ 46 B 30 A5 T
A Ja, BEBTE ARG BN (8] Y BUS# E I R HIE B BT

157 3L 16 7T



RAEIRERILE T 521D 2021 5 2 TR,

RAEMBESEHERAA
202157 H 21 B

o6

Dz

16 7T



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 报告期内本基金运作遵规守信情况说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期债券回购融资情况
	5.3 基金投资组合平均剩余期限
	5.4 报告期内投资组合平均剩余存续期超过240天情况说明
	5.5 报告期末按债券品种分类的债券投资组合
	5.6 报告期末按摊余成本占基金资产净值比例大小排名的前十名债券投资明细
	5.7 “影子定价”与“摊余成本法”确定的基金资产净值的偏离
	5.8 报告期末按摊余成本占基金资产净值比例大小排名的前十名资产支持证券投资明细
	5.9 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金交易明细
	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


