T

CINERICANE & RE S R R R &
2021 £E58 3 BEF ML

2021 %9 A 30 H

EEFHAN: RENBEESEEFRAF
EELEBAN: PERITROERAF
WEXEHHME: 2021410 H 27 H



FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

§1 HERR

LN M #E 2 LR RS SRR R, 3T I MROR B KOs R,
FEXF LA R LS RN S R M AR AN I B T AT

FEFEE NP ERATIRO A R A ARG ARG FME, T 2021 4F 10 7 26 HE% 7 ARG
I AR AR SHERIIAR S HEIMEFNE, REERNERNAERBICER. RSVERRR
# L KIB.

R R LLSAE F SR 5T ) S0 A8 F A S R 58, (B A PRI & — & A A

FESHE A SO AR HARRI . VA KUK, BB 7R 0 SR A0 BT 20 e 15 A
e SAEEE VLR

AAR s I 55 BORERE H it

AIREHIE 2021 457 H 1 HEEZE 2021 4 9 H 30 H ik,

§ 2 FE7E FE
FE 4 TRIFR AN F)TR & ANIE SR 5 % 3 4
e T 011023
SN (bW LTI i
HEAHFAERMH 202142 A 1 H
et HHA IE S 40 AL A 145, 353, 929. 23
e =k E TR 1] XU P it b, 3 5 Xt 3] S WA 2 2 o e PR R A 4 %
TSR FE S V= K AR e (e .
Pt TR AT EMATE WHEGE. BMEBGR. TR LS

I EETT RN . R GE BEAMBITT, R “B ki M

“HTNIME” HZE RIS, R AR ] RS AT OR KF 7S A2 I
kAt b, AR P ECE L], R R BR PR B
A BB, 15 R SR A i o

b G b A i v PR FE B 35 R X 60%+—4E 1 8 WIAF L R R (Bl ) *25%+)
TR 300 Fi5 H0i i %R X 15%
IS YAL 355 P AIE AL VRS T SR RS, T XSS RO T B U 25 v T o Y

St miipie. ERTRENLE.

HeEEA FRA DRI 5 B PR A4 )
HEEEN HERIT B A IR A H

§ 3 EEMF It MESHERIR

3. 1 EEMEHi
Bpfr: NG



FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

BB R WA (2021 47 H 1 H-2021 469 A 30 H)

L A el e -931, 480. 56
2. AHAFE -630, 966. 21
3. ALY 3515 4 A B A R ) -0. 0022

A AR B HE

145, 615, 985. 88

b. WIARIE S0 B

1. 0018

T OFrid e SHRIR AU FA AW A 53 S AT, TSRS SEPriiai K7 2

T HroT .

QA Y ORI m RS A YIRS . BBl HARN RS AR E2 S 1
BRAR S O LG R A, AR Dy A 39] S s Bzt n_E A 28 Fe A A2 s i i

3.2 e 1B EHEN

3. 2. 1 EE&MPUHER KRR H 5 RN S B R 2 5 EL B

A Sr B
AR | SRR | e i
e o #lEEE | 0-® | @-@
@ RO | iR |
%@
HE=1H -0.43% 0. 29% -0. 16% 0. 19% -0. 27% 0. 10%
LR H 1. 55% 0. 25% 0. 76% 0. 17% 0. 79% 0. 08%
SR
0. 18% 0. 26% 0. 11% 0. 19% 0. 07% 0. 07%
MR ES

T Mk STEEBRE HE=Y IR 300 FRECEE F X 16%+ 5T B FEEIA 2 2 X 60%+— 4 3] 2 HIAE R TR A

O (Bija) X25%

3.2.2 HESFFAEMURES RTHMEW KRR LI E LS B fE s
RBZHI LB

=
=
o
5



FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

B & o 8 S0 ) SR 6 8L 3E M 4% 3 36 2 U U A K 3K 55 R A e o B A AR SlOE 3 3K

Y 5 S % 3 23 b B
1.208% [ -
0.90% {f . N
0.60%{ |\ y w h !Hn
0.30% /| W '| ﬁ”
/ M ,' f|L~f’.r- |I
0.00% 1A ;
-0.30% o N AN A N /
-0. 60% W“ﬁﬁrﬂi / ”F
0,908, ]II .II | Irf'/"-l | . ._\J,\.- |
V u |
o120 WA Y ﬁﬂ\ﬂ
-1.50% VoAr \y/
-1.80% U
5 28 8a 8 Q388 528G &5 T 3 8 28
| 1 | | | ] 1 | | | | 1 | | | | 1 | | ] 1
EEEEEEEEEEEEREEEEEEEE
s rr <y r - 7 T 1
S 8§88 888888 8eg8g 8888 ¢ 8 8

—REMRCFIE GBI R ES RT3 EIEKE
—REMRLCFRS ISR BEE RN SEEREE

E: AREEFT 2021 2 A 1 HAER, Ade@elvaResRAEMBERN 6 MH. fiEd
GG RAARTE IR, AT G 8 W08 e B LU BT ik 45 [ S0 S5 U W A5 - # 8 LE Bl 24

=

JAS

3. 3 HAbda+z
W T
§4 BEAWRE
4.1 R&EZHE (HELSLHE/NH) FHN

AR M 4 2 BRI | %5
CIRAN | BEAW | FR

A | W%

!

N RS 2 b R B, 17
FAFFEMNL T . H 2001 £ 9 AHE
2004 4F 4 H, ARWRT-7E A E Wi & R
ITILIR AT A8 H 2004 45 H &
2010 £ 9 A, (THAT 3L 4iaE
[ 2010 4F 10 HZE 20194 3 A, JifTE%
i i§§%2”1i2ﬂl - | o prEGmn, e, Gk
B MRS EHE (FRT/E. 2019 4F 3
H I RAE IR & A RAR, I
(FIE2T, [ 2019 4F 7 HEASHHER
A IR RN 28 e B s 5 27 B e IE
PR ES . RSB R
VIS4, [ 2020 4 4 AEAHE




FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

A R AR I ER 2518 5t 77 AR SR 5 B Bk 4 B
G4, H 2020 4 8 HEAHATRAN
% i AE R R R S e e A B

H 2020 £ 9 A &5 RAE IR A5 —
SEE I R A R R I TR R R
R4, [ 2020 4 12 HEASHAAR
AEINARICA 3 AN H s I s 2 B o5
WHRIESFEZM; {2021 F2 HZRS
AR A INERVCRR A BOUE R P R e 4
ReE2H; B 2021 4 3 ARSHERAE
IIARZER] 6 A A FeA IR & BUIE R R 7R
Bedr. RAMRER RS ERAIOE
FTIHEREAH; H2021F4H%
ST R AR SRR & B Z5 45 1 2k
SREZM, [ 2019 4F 8 H £ 2021 4F
2 HHERA IR & Al fii fii 77 BRI

BRI L RAENRE iz 200
TS RAMREE 3 MH T
T R IR R e %
FEEi

W OLMMTERE M, BT H IR IR AL & 6 R A R0 H BRI 45 B A 85 14T 4 H 33A

Ho
QUEFF ML SGEMATE P2 CIEFRAL MNP R BEAR A B INE D BIARSCHE

4.2 HEANRE AT ESBE - TEH KA

AIEHIA, HEEEHNHET (PRI EIEF SRR ER) KA RIEANE
M RS HUEMIE S A RINAE, ABF WG B ST R0 BAE F 2R e 9, 8™
R XS AT IR T, NS B N BOR B 2. ARG N, SeiafFRIR A S M,
Tt ZE i B AT AR AT

4.3 AP HEF IR

4. 3.1 AR 5 ERPAT R

NAEERRASAT QEFBREESEEA AN TESHERIFEIL) » 56385 7 A7 AT 5|
FE, HIEERNEE RS A BT G0 — R Il s b S B B B,
IR RLAE IR BETE T BBERER . AT IR S B S S R DA, TR
AR DT PAT IR R

MNEIARL S, AFBHT RS RZGET AT LS, 180 K AIELPITHE, B
RGBT AT AT oAb, AR PRAEHIA RS R A S Z WK R H & RS .

o500 3 131



FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

XTI T, AR BTN IR 5 SE 5 KRS 5 S AR R 5a i 22 5 952 5 73 e
B, PRESHRFEHERG R TRZ G = MTE2 6T —Siinm il AT RAT IR B A
PAA ] 4 SCHATINAS By, B BER AL G L BIAE AL 5y BT L3 e S5 B A & S i AR, &
FFE IR AL S LA 2 E AR S UK 22 5 285 RABEAT 0 T

AN, AREEHNA T 5 G2 R (5T, R R AT 5 7
I DL o

4.3.2 REXZT AL IRHA

DA RS RAFRSCR A G 2 R H A 5, AR a] BE T BN 152 5 AR 2 Sk 1) 7]
HREZE o AREIIN, ARG REIATRINFEHEZ S EL, MAETAREHAES 505
B FE 5 IR H S 1158 5 1 A8 5 [ B30 B A2 B I 2R T3 24 H A B ) 5% O -

4. 4 ] 5 A E SR BB RIS A 1R B

2021 FF=FZ, EFRGHFFCLBI VBV EMMNETGER “REIK” KRR, SEREKE)
REIAFRgStE, HEZGRSEITIG NI, 1R T IR SE A Brlel . axERiE kK- T4k ae
Tt ZHXDG QI B . S EIRS, ROR PR A LT T ECE BCR BRI R VE L, o)
BT CvHRI SR ATINE AR SEIBAl AU ah PR 7)o AERXFERI 5N, =R BB H
PRRRILE T TR, BT kL k.

2021 FE=FF AL EIRAT Irip D, BRSO R E AR E TRAT. BT, ARIRSEAT
by 535 _E BTSSR AR R A RS RS BN, S vk 1R R A i
RN A8 SR E U NEETE

4.5 WEHAESKNL SR
HE A RIS AR EN 1. 0018 J; ANH T WL L 0 A 3G K 2N -0. 43%, Mk51
Eb 35 FE HEUR 25 2 M —0. 16%.

4. 6 MEHINEERA NHERE & ETE B
AN S A AR S e AP AR S A A H e e B AR AN — 3 N e 5 1
BT H TG

§5 BMEHEWE

5. 1 IREMREEH~AHEHN



R AR FIR & BIE S5 4 R 4 2021 4298 3 ZRAFaRh
ot TiH S GE) ﬁﬁééff%ww
1| BT 42, 889, 561. 20, 29. 41
Hodpe SR 42, 889, 561. 20| 29. 41
2 He P - -
3| Flwias 71, 877, 289. 96 49. 29
Hrp: iz 71, 877, 289. 96 49. 29
e FFUESF - -
4 | REEE T - -
5 | GmhfTAE ST - -
SENIRE G bt 27,937, 161. 91 19. 16
Forbre SRl D ) SN IR A5 4 ik %
- _ _
BT ARG E /AT A1 2,412, 796. 64 1.65
Hoptr gt 699, 809. 69 0. 48
&t 145, 816, 619. 40 100. 00
5. 2 MEWIRIAT W RHRERTHE
5. 2. 1 FRAIARBATILA I PRI 4L 4
R L ARHE GE) b @ﬁj f’ﬁtﬁ
NN Vi N O 1 - -
B R 1, 833, 352. 00 1.26
C |k 16, 568, 711. 44 11. 38
D [HJI. #T7. R ROK AR
VA4 - -
E [k 904, 620. 00 0. 62
F ot mEE - -
G |l GiEAEEENL 354, 000. 00 0. 24
H  [fEEmEmol - -
I |[EEAAR. TG EEARIRS
N4 3, 014, 552. 60, 2.07
J &Rk 17, 237, 553. 00 11.84
K |l - -
L |[FEGEFARE S5 RSl 1, 404, 000. 00 0. 96
M [ RFER TR AR R S5 1,534, 112. 00 1.05
N PKFIL BREEAA L it i 38, 660. 16 0.03
0 |ERMRSS. BEAH ARSI - -
P #HE - -
Q | PAEMEESTIE - -
R SCfb. B FERR - -
S |&E - -

=
pes

=



FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

[erit | 42, 889, 561. 20 29. 45

5. 2. 2 MEARFAT I R BB B ER KA S

?ji: 360

5. 3 JARAZ A SOUME o Ze S B 7= 15E LU R/ INHE e ) B S B B B 4
5. 3. 1 REWRIELA FOME 5 EEF =8 LB N R HT 48 B BBt 9 48

e | mmem | mman | mE g | 2UOE | SRSHETRELE)
() (%)
1 601398 TRHHAT 1,029, 600 4, 797, 936. 00 3.29
2 600519 TG 2,000/ 3,660, 000. 00 2.51
3 600036 FHEHRIT 53,300 2, 688, 985. 00 1.85
4 601318 Hh [ P22 36, 800 1,779, 648. 00 1.22
5 601728 [ HLAE 394,011 1,556, 343.45 1.07
6 603259 24 B e 10,040| 1,534, 112.00 1.05
7 600887 PR A 39, 500 1, 489, 150. 00 1.02
8 600030 SRS 56, 200| 1, 420, 736. 00 0.98
9 601888 Hh [ A 5,400 1,404, 000. 00 0. 96
10 601166 PVARLT 73,700 1,348, 710.00 0.93
5. 4 MEHARBRESF MF T RIRFRBRAE
——
P i ARME GE) 5%$Jﬁ(;: f“ﬁ
1 X 7 _ _
2 JAT YR - -
3 SRS 10, 006, 000. 00 6. 87
Horp: BURMEER 10, 006, 000. 00 6. 87
4 A i - -
5 i Ml A % 50, 073, 000. 00 34. 39
6 A A 10, 106, 000. 00 6. 94
7 Al (Rl A2 #f57) 1, 692, 289. 96 1. 16
8 ERIZea - -
9 FHoAth - -
10 | Ait 71, 877, 289. 96 49. 36
5. 5 WMEHARILA A E SEE T = 1HE H B X/ ER T T L s 3 s B 4l
BT
P fii gAY fiizrdfr | #HE G ARME o) A L
(%)
1 102100750 21 B 5 100, 000 10, 106, 000. 00 6. 94
MTNOO1

o8 n I 131



FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

PARINiE
2 012100552 s 100, 000 10, 034, 000. 00 6. 89
SCP001

21 B MATF
3 012101722 100, 000 10, 029, 000. 00 6. 89
SCPO01

21 Vi
4 012101908 g% 100, 000 10, 013, 000. 00 6. 88
SCP002

21 P IE I
5 012102438 MR 100, 000 10, 011, 000. 00 6. 87
SCP004

5. 6 MEHHIRIEL A RME HES T 3B HBI R/MHEF RIBT 48 B SCRRESF 35
R
T AT GAR T WA ARFFA B SHFIE TR

5. T WMEHHIRIL A SMHE o5 E ST 3E LB RN T T4 57 & R 85 4
T AREEAREIRARIA SR

5. 8 A MR A RME 5 E ST 1#E B RN HEF R BT A BUES B B 4
T ARGAREHIRARFFARGLE.

5.9 MEMKRA RS TR KIBRIBIALI 5 18 0L Ui A

5.9. 1 |EWIRAE SIS 7R AR 21 B 41
Vi ARG AR AR R IR A 5

5.9. 2 AEEGER B BAEI B KB FBUR
IS HRIARIILE, R s XS B RN, DA RAEON H R, DAIRRE T RS . e
MBS A A EE S BERA G R SR EAR B e s BB Zh & BB it
%R, DAIRCHUH R A A A ot

5. 10 I EHIRAZE S HF I EH R HF 0L i ¥

5.10. 1 A E G BB BUR
ARH BT E AU LT, RRYE XSS B RN, IEIRMEO H Y, 780 25 18 E GO SR
PR R e, FE XS FTEERIATSE T, &2 E AU b .

5. 10. 2 I HIR A G H 0 E £ 3 B2 45 45 2 B 40
T AT EAIR T WA AR FAT H G0

5. 10. 3 A H AT Bt 8B A
AT GAIR G IR A B G0

Foom 3 131



FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

5. 11 BRASWMEME

5. 11. 1 ZESH BRI HBUEFRIRT ERAML T HARBEMIIVLREE, B
ERERE B —FAZRATTET. LTHER
[ 5P RARAT DRI s A AR DR e 2 b 17 CHRAR I T 07 (2020) 67 5, it A T e I 41
2020 12 A 25 HD.
ARIERAT IR IR I R 240 T RO T e (2021) 16 5, (R AL T WeE H A 2021

F5H 17 H).

o E CRERAT IR A IR A | RIS S I AR R I & b 1] CRRER IR T v 7 (20200 715, 1EH
e Hi: 2020 4F 12 A 25 H).

5.11. 2 S H B+ L MER BB HES S FME NS EREE

ARH BB BRI A4 IR SRR T A B TR 1) 5 JB S

5. 11. 3 HARBE =Rk,

5 AR &H Ge)
1 FHARES 14, 153. 38
2 \NMWOEREE K -
3 | -
4 INeil)s) 685, 656. 31
5 MUK -
6 | HAhMUGK -
T [FERESR A -
8  |[HAth -
9 &t 699, 809. 69
5. 11. 4 |EHRFFA AT BB v ¥ {5727 B 4
o
e T s ARRHE GE) SR
Eefil %)
1 127030 R A5 1, 227,979. 20 0. 84
5. 11. 5 MEHIR BT+ 48 B B P A LEIE 52 FRIB 15 B i BH
o o e o 4y T TEZ IR A RME | HEESEFF | RiEZRE
FS | BRI B () 8 |
UL Y25 Y5R B2
| 601728 o [ A 1, 556, 343. 45 1.07 ’%ﬁﬂm“ﬁg

5. 11. 6 BB ST IHE K F AL S 7 R # 7
P TN JRR, 3002 5 2 30 6 W] A7 R R %

10 3L 137




FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

§ 6 FFBRESHHRS)

AL Ay
e 15 A A 35 4 4 B A5 345, 402, 138. 43
I U 30 1) 5 4 A R ) 4440 n
il s HA A A 3 4 R [B] 47 200, 048, 209. 20|

i WA ) SR 37 0 R Bl A0 (A A0
//I\ u\ “_» iﬁﬁ”)
S I AR I 4 4 A0 AT 145, 353, 929. 23

§7 EREEBNZHBERREREEEERHAL

7.1 B&EEARFHEEESHBRINIER
e AR A TR G BN R AL S A D o

7.2 HRSEENZHEA RSB R AR S5 HAH
T AR N TR & NI A B SRR AL S HE L.

§8 MR HE PR MEERFR

8. 1 EMIN B — R RE I EES L ELFIL BT 2055915 5L

# R HA PN G e S i A AR AL s WEARFEEERE N
7t
B &t X N
2<1 I R A i it ] g | AU
| P | IR BIEEE B 20% N N N S SRl
x R Gl 110 110 (%)
) 1) X ]

5

1 [20210816™20210930| 50, 144, 418. 81 - 150, 144, 418. 81 34. 50
il 2 [20210816720210930| 50, 144, 418. 81 - 150, 144, 418. 81 34. 50
| 3 [20210701720210914/100, 019, 000. 00 -1100, 019, 000. 00 - -

4 20210701~20210815/100, 029, 000. 00 -1100, 029, 000. 00 - -

P R KU

Ly RABE ] AU

A FE S G0 R R IR — BT A B B LU A5 1k B B i R A L AR AU 20%, ) T I AL

[l B, AT RE S

(1) BRI 8] N TVE AR B W B 55 77 7 AR, Al e AR R & o AR N AE, FEURS)

PR s Gn SRAEA A 30T LU A9 ik 21 B T B 4 0y R0 A1) 20% (14 . — 43 5 2 K BURE [|1 5| R B

LR, FEGE BN AR (FEEE D ML E o By i e ], anSRES: 2 ANJTFRH BLE

(BARHD RAEEDERE, E&EHAARRTE (EEERD) 28 8552 FE 4 10 8 H H

T, N TR AR AR BT R [ o0 B S

(2) FE4GE T N B R 77 DU R G IR 0] A B4 75 2, U mT e ol i 4 B = 1l 52 B AN 5%

Wi, S 4 R % BB AR AU 2 7P

(3) PRI i E RS FE v B in) i, DR Bz (Bl PR N VAR 4 087, S B S H BB 30
#1170 3 131




FOA IRV AR & IR TR 5 Bk i 2021 4R 58 3 /AR s

(4) FEEFEP=IBL /N, AT RE S ECGH 2> B 5 52 [R 1 AN B Sl 2L 4 & [F) 29 8 58 B i e 5 ot ok
& 5
(5) KA [RS8 & T~ ML N, AR AL, RIS A RN 2 e ik
ERIAILTER . BT R.
2. KRB  ARRE RGN, FEEFTRE FIPR 5= R LU, S B0 E Kk E AT
fe 2 K] I BEAG
8.2 WMBHEEFIENMHMEERSER
AAREWIN, AESEFARAA T A%:
12021 %7 A 2 H RAMBICFREAS TR RS T HHSEUHT (2021 5 15)
2 2021 7 A 2 H RAEINACFIE A BNIE S0 5 458 47 i U0 2L o
3 2021 £ 7 H 21 H RAIRICANE A TRNEAR RIS 2021 55 2 EMRE

4 2021 %7 A 21 H RAEMRRESEHEERAFE T34 2021 S5 TSGR

0

5

5 2021 4E 8 H 30 H EANRICANESBNE 1% 34 2021 4F R 5
6 2021 4E 8 H 30 H RAMMMRIESE AR AT IE N4 2021 FErh R SR EA S

§9 BREXHER

9.1 FEXHEZ
(1) v IR M 2 T e < I AR S A5
(2) (RAMIICANRE S RAEF R I S U )
(3)  (RAMAICANRE & BRI R GRS AR
(4 (RAMRICANR & BRSSP ST E )
(5) TR AL
(6) g BNV SS ML B A A =] A
(7 FEEFTE NS TR BNV

9. 2 U R
B AT I S A /a3 S NI,

9.3 AR
PRr B S AN L RS R AR T I 4 A A il G S Y I % A SCfE . FESCAT L
ARG, PG IS B [a) Py U 48 B SO 2 - B B .

o127 L 13 1



REIARTE AR A R R 40 B 2R 2021 45 3 TR

RAEMBRESEHGRAF
2021 410 H 27 H

o130 L 131



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


