MW FEFRFEEFEAREE
2021 FIFHER G
2021409 H30H

HEEFHEN NUIVEESEHEERAT
EEEEN HERITROERAT
WG H HA: 20214810 H27H



POl FR G BRI B G 2021 458 3 M

§1 HEHR

BN o REFOIEAIR S 8 oo R A L 2 1R T P FRR ER
HOKIE, FR AN AR B A MR e B M AR AN R ST

RS NEERITIRN AR A AREALE S G R E, T20214F10 H22H E %
T AR ISR R E R R A A WE SN, RIEEE N BRI
W0E RS B RN .

B & BN R UE ARSI F - B B 1 S ) A B R IS FH 2 4 B 7, (R ORAIE S
& ERA

MmN G AR R K BT H KK, 7% E A 45T Sk
4RI e A I 4 O FR S U BE 15

AR I TR R U

AEIHE20217H1HEZ9IH30H 1k,

§2 E&ABNR

B G TRIFR ol FFI i %5

A 002268

Y (kN LT

el ile Y Ve B 2015412 H 28 H

55 HAK FE & 0 B A 4,341, 251, 296. 6047
TEFERE AR R A K I RTHE T, st AR

7 Hbr FANMT IR, T4 RSO LR R v
IS 2 o

ARFEGIRIE X R A T FIRES . AR,
5 FH USSR L IS5 3 3728 3445 7 T #4) 2 BT AT
Pt s T, 2R G i FIZRJE B B BRI A JUISRONS
Az i 24 T R SR L A5 (i B S ms 2%, 1R
8 IS I S I3 < B8 R ORAE G 4R

b g L R v [ i 5 25 A A e AL
AREEGNFI G, T XS A A 7

DR HA i R AE mT MR, TR G B G Y
&

EEEMAN Mol 4 HA PR A

EEAEN A RAT et A IR ]
H2u, k1w



Yol E R RAES 5 5 A 4 2021 5 3 RIS

§3 EEMFEIFIMESFERIN

3.1 EEMEFRIR

Az NRMIT

FEM F

AR (20214E07H01H - 20214F09 H30H )

L A s s

40, 490, 634. 64

2. AIEFIE

62, 881, 623. 07

3. AT 35 L G B A BA R i 0.0145
4, WIR B & H 13 H 4,407, 287, 526. 81
5. WIR L A 1. 0152

Ee 1 A O SEI aER A eAIAL RN . st . AN O E A i AR
et ) FHERAH O 3% FLJE BARA, AR Dy A Y] Qs i as i AT 24 Fefir 22 shi

zZS

1Tl o

2 Priddt b SEE b AR A B 5 e G 1 TR, T A B YA SEbriicad

I ZART 8T
3.2 E&HEFN
3.2.1 EEHTFEE KRR SRS R EER R R
| 55
| | e
et ﬁf; Kok jﬁﬁ Ki% | 00 | @@
TR0 g bt 2
@
k=1 H 1.43% | 0.03% | 0.83% | 0.06% | 0.60% | —0.03%
it RN H 2.91% | 0.04% | 1.28% | 0.05% | 1.63% | —0.01%
it k4 4.56% | 0.05% | 2.13% | 0.04% | 2.43% | 0.01%
U 10.54% | 0.06% | 4.80% | 0.07% | 5.74% | —0.01%
it LR 13.36% | 0.06% | 1.62% | 0.07% | 11.74% | —0.01%
Eiggé?é?ﬁﬂfEXQﬁigg 15.29% | 0.06% | 2.40% | 0.07% | 12.89% | —0.01%

TE: AREEHDNEGULREME: P E TG 2T

3.2.2 BES&ERAAERIRES RIHFHER KRR EHE RS B ik s %

B LR

=
w
=il
#
=



POl FR G BRI B G 2021 458 3 M

20%+

15%

10%

5%

0%

RSB SRS RN HER R S VA R R S E R E
(2015512828H-20215:09830R)

.%#%Q}\ o J\/fﬁw\v~’JM

Ve Oy : .
5%~
2015-12-28 2016-12-15 2017-11-30 2018-11-14 2019-10-31 2020-10-22 2021-09-30
— AR — UshiEe
§4 BEAMRE
4.1 ZE&LH (RESEHEPNA) B
EAFEGRFEE | ik
BABWIR | 7
M .
4 IR5% a | s | e
Hig | B |
bR
HhE S, mibaehn, A
UEFF AR RS L B A . 2
0104E12H 20174124,
FEPOARAT R B E is O
AR 5 51, WNFEANRT
(V) 4 2020- | |10 | REX S TBHIEEEL,
77 12-23 | AEEDE. RN RAT
SRR BRI
FCUA S HA 58 7 A7 it B
M2 TAE. 20174F12H hn
NPV FE S AT IR 2
A, ARG,

=
SN
=il
>Ft
=



POl FR G BRI B G 2021 458 3 M

1o WGP EEEeeRH, L YEREM” keaRAERH, “EPHBY RYE
NEPETRE RIS H 3, BREERE GBS, “ARIREI” A “EAER” 2 aliE iR
A8 2> W) PR E B E BBSAE H AR H

2~ AEFF AL SGE AT 2 GIEZRM ML SR BERE BRI (A SSAE

4.2 BENRE A AR SR T 15 0L A3 B

ARG WIN, AREEHEN Ry (R NRISTMERETF B EVA) MRS
PHERL FEEGRNLAE, REWSHER . SRR 5T RN E B R, 1E
PR ] RS O AL b, DR A A AN ROR KR 2. I A, AL SIS /R AR
EGE M, REBRF LSRG NP2 AT .

4.3 N PR GETYLH
4.3.1 AP 55 B RIRAT B

WAEIN, AESFIINHIAT (EHRRRELEHA TN TFZSHERTE
WY, SETEAR N AR, R RGN T2y SUAE B IR R A A 5 AT
ORI N  BR R JE S ABER HA

4.3.2 RER ST ANERUIHA
T I R DA AL WAL AT N

4.4 MEHANES BT REFEIE ST

SREGHFE NI EAARRIEGAITRE, WERBERNE FAT. RATHRARRRFERAT
(RSN PE G HE M, T R Lo KR &, AERRAETE L. =FF
A I MmHAMEH BHE, ftMEBCERA s, WEGE RN, R R
F10%7K o J5 B 4 FZEDRO0OT LA JAT7 R OMOF 22, 20% 9 ik Ik 5, 147 1 [ i A7 2 )
FAEMLFA] 282, 95% T 5 /Mg 3l , b 104 B B 5 3. 10%P I [R17% 222, 80%/5 X FAT &
2. 90%PfHiT . R HAN, ARG AAEIR GG RS, BoE AT DA S PR
N, YEFERE ASHAAT R KR

JRHEAK, ATFEAMTRAEE NMTES), ZWBER IR R . B Oy,
RetH A EL, N R ER BN, KA BT I, Sk R MEBCRICR TR A K,
7 URAT I IR, BV ER Y, 555 E DR KIAE, TXEFIZE 1T
BEAN K, 15 FH RS 75 ZE R Y

T BB YGRS T AR M MBOET2E, fadokit, RIGHEAE AW,
TRIEH A 2 MRS AL G, BT SRR 2 I B .

4.5 MEMANESHLSEAR
BEWEHIAR DO FER G FRIE SO HITHENL. 015270, ARIREIAN, IS0 HFE
AR FN. 43%, [R)HAME &7 b s Bt v 3 M0, 83%.

FEsul, JE11 )



POl FR G BRI B G 2021 458 3 M

4.6 MEWARSHA ANBRESH =1+ ETE
AIRE AN, ARG AFAEES A T H B0 B A NEEA 0 A8
R B HHEMRT LT
§5 HEAGHE

5.1 EMRESH =HEHMR

Je4r B P I
. 5 o b 34 BB PR R LE A
(%)
1 s - -
Hrp, R - -
2 F - -
3 [ 58 AL a $5 % 5, 792, 445, 500. 00 97. 46
Hrp. fiid 5, 509, 167, 300. 00 92. 69
IR & Al 283, 278, 200. 00 4,77
4 | HEERE - -
5 | &bt MR - -
6 SENIREE G Rl e 25, 650, 158. 48 0.43
Horpre SEWr a2 B B
IR G R e
RATTE A 45 R
7 E TEHMEHEN SR 31, 357, 305. 34 0.53
T
8 | HAhwir~ 94, 216, 162. 68 1.59
9 | &t 5, 943, 669, 126. 50 100. 00

5.2 MEMIRLITI A RPBREREAS
A G AR ARFFA SR

5.3 MEHIRIEA RME HEE T HE AR NHEFRIET 2 BEE S R H 4
AT A IR ARFFAT ISR -

5.4 WMEWIREF S MM RNGFR R A

>

s 5175 dh i

D>

et Go) A B B

N

=
[e)}
=
>Ft
=




Yol E R RAES 5 5 A 4 2021 5 3 RIS

fE L (%)

1 [ K i 77 - -
2 AT R - -
3 ERLiF 1, 144, 533, 600. 00 25.97

Horpr: BURME &R 485, 784, 600. 00 11. 02
4 M7 865, 969, 100. 00 19. 65
5 Al B R B 55 206, 698, 000. 00 4. 69
6 HH 3, 291, 966, 600. 00 74. 69
7 Al (Al A2 #efit) - -
8 ERIZ=a - -
9 HAth - -
10 it 5,509, 167, 300. 00 125. 00

5.5 MEWARIEA SMME b 2 S 7 15E LLFI R/ HEFF B BT T4 B 3R A 40

F R A RaE
AR i 24 FR e (5K) o~ e E Oo)
| M S B (%)
10200188 ‘
1 ] 208 ZEJHMTNOO3 2,000, 000 | 203, 660, 000. 00 4. 62
10200005 s
2 ; 20 FEJFEMTNOO L 2,000, 000 | 201, 980, 000. 00 4,58
3 | 1928011 19 TRER4T — 203 | 1,100,000 | 113, 245, 000. 00 2.57
10200128 ‘
4 ) 20 [E BXMTN002 1, 000, 000 | 100, 600, 000. 00 2.28
5 | 190207 19[E F07 1, 000, 000 | 100, 480, 000. 00 2.28
5.6 ERAIRLA ME 5EE T 13E LEI K/ NEEF IR+ 2 B S RRER I B
]
¥ SR A RaEd
WETRARHS WEFF 44 R oz ) | AniE oo
:=) & LB (%)
1 | 137989 AIfE04A 500, 000 | 50, 350, 000. 00 1. 14
2 | 2189291 | 21 Loe& SIS | 500, 000 | 50, 165, 000. 00 1.14
3 | 137851 21 H542A 400, 000 | 40, 236, 000. 00 0.91
4 1137709 P E5AL 300, 000 | 30, 189, 000. 00 0.68
5 | 137758 RE4AL01 270, 000 | 27, 172, 800. 00 0.62

70, 113



POl FR G BRI B G 2021 458 3 M

6 | 179913 | 21155 1A 250, 000 | 25, 032, 500. 00 0.57
7 | 137835 | ZA#ME02A 190, 000 | 19, 096, 900. 00 0.43
8 | 189075 | BERL33fL 180, 000 | 18, 019, 800. 00 0. 41
9 | 189685 | 214¢IHkA2 170, 000 | 17, 010, 200. 00 0.39
10 | 189073 | 4:i06A 60, 000 | 6, 006, 000. 00 0. 14

5.7 MEWIRILA RME HES T 13E LB/ HEF RIRT T4 5 &R 55 914
AIEEAME KRR I TR -

5.8 MEMIRIEA RE HES T 1#E BN T R RT T A BGES B B 40
AT A IR ARFFABGIE

5.9 MEMRSEETR R KBTI 5 1B 0L i
5.9. 1 &G HIRAE SHH BB B RF A48 28 4
AT BB A S R BT

5.9.2 AESHEBI R HEBUR
S S AN MN ORI Ei=E

5.10 &R A E S F 19 B G 532 5 1H 0L i A

5.10. 1 A EBHHRBREBUR
ARHe e BE A E AU T

5.10. 2 MEHREEESBE N E G RFFEMIREHN
A FE SV B & E R 1R

5.10. 3 AHIE KT EZ AN
AN FE G VG B AL S A A 1R

5.11 HHEAEHEME
5.11. 1 MEHN, FAEERFRREFFEHIERERNER, RRAFEESHRHE
FRIRT 42 IEZR R AT B I B T TS LR E, SER S & H il —FE A 22
AFFET. ATIKIERE.

5.11. 2 AESNRFES, R KBEMHREHE.

5.11. 3 FAMBE MR

=
o]
=il
#
=



Yol E R RAES 5 5 A 4 2021 5 3 RIS

ur
dn

K

& )

7 RAE <

29, 086. 16

I IACIIE Z3 775 S K

2SR

PSR S,

94, 187, 076. 52

2T R K

HoAt MR

HAib

V| | SO > WO DD

At

94, 216, 162. 68

5.11. 4 B FIRFFH KA T 5B M B2 4
ASFe AR T IR AR FFAT n] 5 52

5.11. 5 EFHIRAT 14 IR TP AAAE Tl S PR B AL Y i A
I AW E IARARFFA SR -

§6 THHAZEESHHES)

AL
i T ST A A A 4,341, 220, 133. 68
i 5 T HA 1) 2 4 A B D4 0 42, 615. 55
s R FH S 1) 25 4 A e [ 3 A0 11, 452. 63

5 ST 1F) 22 A o AL B A B (A B2 DA

“_» iﬁﬁj)

A5 A AR I 4y 00 2

4, 341, 251, 296. 60

ERPSELV AL IR A I NEE O i PN R P

e [ 473 5 5 B 48t A7 48

§7 EE&FEANEHERREREAEESER

7.1 ZEEHAFHAEZSHFRIIER
AR A P B G B s I B 7 4

BRARE

7.2 ZBENZHEERERR AR ST 5 AL
AR A R B B RIS F B B g A 4

§8 BmMIEEFRNIMERER

#
=



POl FR G BRI B G 2021 458 3 M

8.1 HMEMN B—BRERHESH I LLHIE B BGEIT 2051 1F 5L

® TR R e I R AL T R A R e

§ i | RSB

% | o | PHSHSE Y W3 4 35 T2 51 44 250 BN 5

BN 20% ¥y B[] [X ]

IJ/;]L 1 20210701*203;8 4,341, 144, 227.2 0. 00 0. 00 4, 341, 144, 22;é 100. 00%
R AR

AT AR ) LH B — BB A R R G 1 B G 20% O 1 L o I SRAZ R B AR R IA], T RE N AR i
BRANTE I A1 RIS, ZAESE R B ELR AR (D MBERZE N (2) FEeiEMSIIRE; (3 HEIARIEEA S
ELAURE (B T 3 3PN B 3 Tk S IRE (BT A s (4D PRI e B0 ELAR 175000 73 70 TS M 30 B ) e s I il ik < 24 1155
P BECRE A2 s AR P RS S & IR AN KT, JFXT B A RE [P BEAT 5 BRI REXT, ISV d s ), PRI 5 AR 7t

e ERAELS LS TIN, PR ALNEUS 45

8.2 B HE KM HMEEFR

AREHN, PMOFERGHFIEFR T RS T2021FETHUHAS T Qb4
AR A F KT HE T 0 RS RIEATFEEIEH RS MENHFEE] GRT) B
T A FERACE A S | AR EE I 22020558 H 1 H Sy (A FFEEIFF#
PR MARALEITE 5] GAT) ) SEEEER I FI L &6 S E R U2 e, &5
BEFEEADE 2, FRFPEIER S8R, NARESWNEESAGF. FEE. HEU
B SRR SO TAETT s I M ASHLRIAE S N2 BTG R SO T-20214F7 H 14
H A 2K

§9 BEXHEF

9.1 FENXMHER
() P ERE M S M7 2lk F= R 77 RAIE I3 $5 51 2k S SRR M 0 ST
(=) ol FAM G RUETF R T A G A &5 [F)
(=) ol FAFZr BHIETF R 5T 3 S E P 0
(D R
() Feg 8 B 55 R ATE ML U
(7N e FEE Nk 55 TR ATE L U
(B IR I 4 BER 1 HoAth SO

9.2
B EREE (ON) TUCHAE T IE S0 AL, HAh 5 B oS ORI T I 44
AL, F NAE TR 18] P9 AT G 9 25 )

9.3 ERFR




POl FR G BRI B G 2021 458 3 M

Muk: http: //www. cib—fund. com. cn

BB ARG BB, rE A

2RSS TRy HLE . 4000095561

117,

2

\|

~

iy

BRI G AR AT

&l

Mlv G EHARAF
20214E10H27H

11 7



	兴业丰利债券型证券投资基金
	2021年第3季度报告
	2021年09月30日
	基金管理人:兴业基金管理有限公司
	基金托管人:招商银行股份有限公司
	报告送出日期:2021年10月27日
	§1  重要提示
	§2  基金产品概况
	§3  主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4  管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5  投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6  开放式基金份额变动
	§7  基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8  影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9  备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


