HKeEREHNRFEIETREEE
2022 £ 4 FEMREG

2022 12 A 31 H

HEBHEAN, MiFERESEHEARAH
EELREN: RBBRITROERAF]
WEXHER: 202341 A 20 H



M ATBERAIG A G RS R B 4 2022 458 4 TR

§1 HERR

G A TN 1 32 o ORI A R T T3 BOR A R 3 1R SRR BE K
FEXF LA R MBS A MR B AR R AN T R B AT

HEEFRE NASBHRAT R IR A FIARIE AL & & FBE, T 2023 45 01 A 19 HE 1 AHS
I SRR HERIIAIR R A G EEANE, RERZNE AR, RS
#H K.

FE G TR AISAE FE B R BT I S A B AN 8 F R R (EANRUETE & — 2 R A

FEG NI SOFARRILARE I BT KR, BBt 700 30 SR A BT 20 ] 152 A4
SRS LR LR

ARG O 5 SRR S T

ARG HIE 2022 45 10 H 01 HiEZE 12 A 31 H ik,

§ 2 FEE& 7= M
B4 TR WA R R i 55
He g B 340009
e (S L) RIFF I
FEaRAENH 2009 4£ 7 F 23 H
R 5 AR 2 4 1y 000 0 1, 240, 405, 396. 47 7
s'ard=kin ARBEGAEORUF 4 08 7 R AP ah MR A |, Je i ™

I RS 1R B 23 S HAIE S 77 i BB, JESRAR X
B TR E e, I U < B R AE I 2R
BB P 25 P A R B 5 58 B0 5 58 IR S 1R

P Bt T P 110 PRS2 fhl FHRA DRI & 3 P I Sl P AT ER T
ERGME M SR b, B X2 R e B A
H b ASARE R AR, 38 A B R BUA 1Al f3
FEWHETH, RMEERRIEHBIZH, BRI
BN Fagi s .

N&5=aE ¥ HIE A f 4850 X 95%+ RV A7 2R 2 X 5%

A UL 3 45 AE AEG RO IR SRS, Tt KPR S
WS S8 JRA Y DL R AT R fIE R R R 2 4
mT MRS,

A== IN MAF RIS B AR A

BEEFEAN SCIERAT A A IR A ]

IR & S AIE Ak WA BRI iS5 A W BRI R i C

INEE AU 340009 007398

i WK T T8 2 Gk 5 A B A 1, 116, 549, 792. 97 #» 123, 855, 603. 50 £

T @5EEeE NIRRT IR A IR A F O E — 26 IR EIER 2 %%, EEAREH 201
% 200 #1303



M ATBERAIG A G RS R B 4 2022 458 4 TR

94 12 A 27 HEH BN BRI O RIE R 55 2
CEEPNED

7A

N

§ 3 REWMFHEIAMEEIFHERI

3.1 EEWM &t

C KM (fFRES: 007398), FIEIE L

Hfz: AR

F M B4 WA (2022 4 10 H 1 H-2022 4£ 12 A 31 H)

W ABERIGRIGITE A MBI SR C
L A C s Ik 2 5,357, 794. 48 384, 907. 27
2. AR -8, 051, 025. 87 -1, 192, 309. 41
3. BT 35 5 4 A B A R ) -0. 0066 -0. 0084

4. HAFE

e HHE

1, 748, 326, 859. 01

191, 552, 447. 43

5. IR S0 BHE

1. 5658

1. 5466

Ee 1 ARSI s fr S A AR . BRI

THBRA R SR RS ARA, AR A s B et n_EAH 2 fe (B A2 sh i as »
2+ ik SHR R A O NAWEEE 5 B & & W2 - (. FRIgse el 2%, 200

FBE o BRI, AR LRI A EAR T AT

3.2 HE R ERI

3.2. 1 & fr BUFEIE K R &35 RIS B S AW 2 B LR
AR 5 A

HAbN CANE 2 e a2 s i)

Mk g bl g
‘ FEIK R | G EE | o
e A KERO o ‘ HER 28 AR OE6) @—@
MEZQ | IR ERO .
HE®D
HE=4H -0. 46% 0. 20% -0. 13% 0. 08% -0. 33% 0. 12%
TR H -1. 04% 0. 16% 1. 49% 0.07% -2. 53%, 0. 09%
TE—4F -0. 53% 0. 18% 3. 33% 0.07% -3. 86% 0. 11%
HE=HF 12. 69% 0.21% 12. 06% 0. 07% 0. 63% 0. 14%
AT 26.61% 0. 18% 27. 26% 0.07% -0. 65% 0. 11%
H¥E4 4
112. 88% 0. 22% 67. 70% 0.07% 45. 18%, 0. 15%
ey G
WA R C
rB:  FEEKRO| EEE KR | bgitb st | it OE6) @—@
O3 L 13



M ATBERAIG A G RS R B 4 2022 458 4 TR

WEZQ | KGR | MR ir
HEZ®

T =4H -0. 56% 0. 20% -0. 13% 0. 08% -0. 43% 0. 12%
EANH -1. 25% 0. 16% 1. 49% 0.07% -2. 74% 0. 09%
k4 -0. 92% 0. 18% 3. 33% 0.07% —4. 25% 0. 11%
U 11. 31% 0.21% 12. 06% 0.07% -0. 75% 0. 14%
HES AR

11. 98% 0.21% 12. 17% 0.07% -0. 19%| 0. 14%
ARG A4

H: 25EESLE NEBITRNERAFE —8, HRPEIERSSAE, SHAREH
2019 4F 12 A 27 HEHE RS ERIE R RE R R 34 C 2081 (RES: 007398).

3.2.2 HE S FRERURES RIHHERKREF) KH SRS R
R HE
DA SR 3 25 A B T 104 K S 1) 30 435 L e R v A2t ) 7 SR % L P

120
110
100
90
80
70
&0
50
40
30
20
10
0

00%
00%
00%
00%
00%
00%
00%
00%
00%
00%
00%
00%
00%

1_3'“1‘,[

2009-07-23

2011-09-05
2012-05-20

| | 2010-04-07
2010-12-21

2013-02-02
2013-10-18
2014-07-03

2015-03-18

2] 2015-12-01
2016-08-15

2017-04-30
2018-09-28
2019-06-13

2018-01-13

2020-02-26

2021-07-26

k

3

HE

)

ISR EFAR TR AT —

E3

i

Jul=3

fad

|

FEFFAZ Tl

3|
1

3

&

=

BF | 2020-11-10

£l

2022-04-10

2022-12-31



M ATBERAIG A G RS R B 4 2022 458 4 TR

DA RGO 5125 C R VHTEIE K R 5 RN 41 Lo s Bk HE WA 2 == ) [ S e o0k EE B

14. 00%
] IWM ﬂﬂ@

12. 00% Wy ,.ﬂ" Wduw

10. 00 fl /ﬁ o

0. 00% ) Eare pe ‘"»u\../’_

8. 00% A .

’J\M,,W’
6. 00% _
P
4. 00% o ’”J" M i v
%w 1 s W
2. 00% Y
/

0. 00% X |
r—~ [ o~ uy — P~ 5ol o r— o o~ =+ =] =] =+ (=] =] o4 oo —
o4 L ] — — — =] (=] [ ] o4 o4 — — — =] =] (3] L] o4 — o
I T G . T
-— (=) (=) (=] (=] — — (=] (== (== (=) (=) — (=] (=] [==] (=] (=) — —
d & & & & & L L I T L d L L4
— o o4 (o] (o] (] (o] ] o o o o4 (o] (o] (o] (o] [} o o (o]
(=) (=) (=) [ = (=] (=] = (=) (=) (=) (=) [ = = (=] = (=) (=) =
o o4 o4 o4 o4 o o4 o o o o o4 o4 o4 o4 o4 o o o o

|~ espuABESORITFEMKE — XL ERBAFRFORIT LS ENEE

1. BRI S AR 3 2022 42 12 A 31 He.

2 HEHE ONABRIERIGR BRI RS RS AT MilE, ASEEE AN 2009 4 7
J 23 HE 2010 £ 1 H 22 H, @06 IR A G & 0058 1e & H B R & A2k a5 RIUEREL
5] PR 1) B 5 0% 20 () L AV

3. ZHRESE NIRRT AR A E—2, R EIER &R, FE A E H
2019 4F 12 A 27 Hh s 48R R 5 BUE AR 3 4 C B8 (0. 007398). 11 i
K- SLPNTI A

3.3 HAintgts
T

§4 BHEHARE

4.1 G2 (BRESELE/PNL) i

(LA I e EL ] 3 e -
WE | BE e [ mEnm | R B
s WL, Ji i TR Lo
L T, LT T R
W i, I 4 BRI P BT JRL A 7 B
mrE |, R AT GRS, MA
T : 7 (RS, X
BRI SRR T 4 I 2T .
G %ﬁﬁfﬁm%%%%é%ﬁ\lﬁw
bR BTSN, YA dE R TR
RS KR A RS BV M e 58




M ATBERAIG A G RS R B 4 2022 458 4 TR

2N

i SN
A=A IR
=MAE
JATF s
IR
HAEFF%
AER e
S

1 BRUSSHRBUEIR S IR IS GREIIRVIEAER) BUBAERTIVER S (IR A BEAERD.

2 [PHRHAIRES A RAEMZ H RSO R T I G280 8 7 /E M T ke 2 H
(SO R RS2, SN A R R e 2 H

3+ UEZF A IR SCEMAT W AR SOREE , A48 SR M AT 22 o

4. L1 IR FAERFER - FH IR L E N ES 2B F N EE R RER
T AIREHIR, AEGRGEEAATAEMRARA 555 BRI B R L B AT O

4.2 BEANNHREH A A E S B EEMTEHE KA

AN, AREGEHNEE T GEFRBRTHE ) LS TSN . 4B
A G BRI B G S A R MHAMA RIEEE A RE, AFWMSEM . B3t i)
BT, BUE TSR ENE BRI e 0™, RSO PUFE ANERE KA. Ak Y
W, FERBVE AT SA RIEMMNE S S FIE, TOEEBM. RIBATIE S G AW B E
S A AR 2 AT N

4.3 AP 5 ERUHA

4.3. 1 AP 5l BHIHATHEL

AN, AREEHN AL GEFRREEIE)  QEFREEEEH AR AT
SR FEIL) KA RAKHEENE, AR B, SR LT, s
PGSR AR TG, BRSBTS Z AR A T A, DRI E SR aL. AR R E
BER X 8 /) B BN AR R A BRI s R 2 R AT e, WA E T E R ORI %
FRBAFAEAR AT E

AN P 2 R R 2 AN A R AR G, AR ST A 5y IR U (A L

4.3.2 RERX BT REETRHA
RIREWIN, PEEEARREAE S 51055 A FFEM0 8 H R A58 5 RS 1 b 38 5 &
T IZAIE S5 24 H RS R 5% L, A R IR RS S BN A A8 5 IR 25 5601 1 5 % 38 5 1B 0.

% 600 k13131



M ATBERAIG A G RS R B 4 2022 458 4 TR

4. 4 1 75 ) Y B S B B SRR AIBE AT

WEHIA, BoRTmE 11 A MBER A SRR R, — 7 AT s iR et & Rl 255
TRbR T BP0 LARAL, WAL ACTIRAE AL 55— 5 T RE R BOR AA bR, AR A2
Trimgs, EmpIUIRA A, MR — 5 547 B i Al e % 147 100-150bp.
T R B A R L S RIE 6T, SRR Ut (B VR AT TR -

4.5 & ARSI FERI

B ARG IR M BRI R G55 A X AFE N 1. 5658 TG, AR I HE & A I a2
N-0. 46%, RIS LRI 25 36 R -0. 13%, AR IR M A BRI RIS C MEdE N
1. 5466 70, AR 1002 S0 AU E SRR %R 9-0. 56%,  [R13A MY 5t LU HE v & %2 090, 13%.

4.6 R E MW NESHE NBEES K= HETE LY
AT G AR N AR R T4 e B S I AR NN Y BT AR & B I EAR T T

TCHIIE I .
§ 5 WEHGME

5.1 MEMIRESH=HEHENR

Frs i H s o)

i 3 4 L P I B A
(%)
1| AR i _
Hp: B s -
Bt i _
Il 5 WAL 2 5 2,171, 075, 015. 21
Hrp: fige 2,171,075, 015. 21
BE PR SRR SR s -
4 | B i _
S AT R s -
SN IR A 4 il % 7= s -
Horpre W R B SN R B 4 il
o

RATAM S S A & 5t

22,716, 049. 23

1.03

H A5

5, 309, 801. 06

0.24

it

2, 199, 100, 865. 5()

100. 00

5.2 MEWIARATI ) ROBRERHAS

5.2. 1 MEWIRET I REEARERRAS

T RIS RREFA ISR

% 700k 130



M ATBERAIG A G RS R B 4 2022 458 4 TR

5. 2.2 R E IRV REBRER R R ER TS
T ARHE G AR WA R R

5. 3 AR A SRYME 5 H & F = 1#E LI R/ N EEFP 0 B SR 3B B 4

5.3. 1 & BRI A RME ST 5 E BN R BB+ B B P4
E: ARSARTHIARRFARE.

5.4 M H RAREGIF MM RAMERRAE

T i 75 i A ANRME o) R B E I (%)
1 B X fii 7 51, 396, 008. 29 2. 65
2 AT AR - -
3 SR g 373,177, 105. 20 19. 24
Horp: BORME SR 176, 882, 104. 11 9.12
4 ki 138, 144, 712. 33 .12
5 Al A ol 2 428, 364, 121. 15 22. 08
6 oS 219, 662, 300. 82 11. 32
7 Al (Rl 32 i) 960, 330, 767. 42 49. 50
8 [ b A7 - -
9 HoAth - -
10 a1t 2,171,075, 015. 21 111.92

5.5 M & RIKIE A oW E HE S H = 13E LB /M BT AR R SR Y

T | R iR 4R ¥e G | AnmE Ot | EEREEFIFEEG (%9
1 113044 RZz A 890, 000 97, 730, 412. 32 5. 04
19 THE4RIT—
2 1928006 LT 900, 000 94, 322, 727. 12 4. 86
2% 01
22 RITUES
3 1072210130 ARTTUES 800, 000 80, 385, 442. 19 4. 14
CP0OO1
4 113623 K 21 581, 660 63, 763, 720. 55 3.29
5 160207 16 EJF 07 600, 000 61, 735, 068. 49 3. 18

5. 6 M & WK A o E S BEE T #E WBIR/NHRF BRI 4 B SRR 3R
B 4
T ARG AR I IR R A B SCRFIESR .

5. T MG MR A R E GBS R HEWH MR AT LA e BH R A4
T ReRE AR TAREENRGEE, HUtImAER .

5. 8 R & IR A o E S EE T HE HBIR MR HIAT A BGER B A
T ARGAMRERARFFABGLE.



M ATBERAIG A G RS R B 4 2022 458 4 TR

5.9 & RIKA RSB B K E FUNHA 5 18 0L i B

5.9. 1 A H £ 3 S B 3% BUSR
E AU A& T ARG BB, Ui A E .

5.9. 2 1R & AR A E S48 B 1 B 5309 28 R0 4 kA 41
s EGUR SRR T A S I BB, SOk EA

5.9. 3 A B EH BUH B K PP
[ Y BT AN g T A S SR T L MU T IE A

5.10 Hr & H A& E

5.10. 1 AR GHF MR+ B IEFRRT EELPR T HABRERI LR AE, R
R b A —F N RBIATEDT . ATIRIEE

AT G AT+ A AUETR AORAT EAAIIR BB B ISR A, JF HORFER S gt H
Al —FE N Z B ATFHETT . LT TE .

o
>

5.10. 2 EEH WK+ 4 BERE@ N EE S FME & LB EE
A G BB BRI A SRR i e ) R ) 6 U P S

5. 10. 3 At %t 7= Bk

Fs Ak & Ge)
1 17 H ARIE S 22, 540. 70
2 |NIRGEFRIEHE K 4,985, 310. 26
3 | REUSBEA) :
4 | BICRE ]
5 |SiER I EK 301, 950. 10
6 | ARG s
7 | HAth s
8 &t 5, 309, 801. 04

5.10. 4 & WIRFFH KL TR BOAR AT R 557 40

P fi A 0hY filt 77 44 P ARME (o) b B IE L] (%)
1 113044 REH AR 97, 730, 412. 32 5. 04
2 113623 R 21 # A 63, 763, 720. 55 3.29
3 113043 Uk 388 2 fiit 60, 109, 647. 01 3.10
4 113052 Pl B Ao 45, 874, 506. 80 2. 36
5 110045 Ve 10 % 5 44, 632, 153. 32 2. 30
6 110067 e i fit 37, 267, 077. 23 1.92

%90 k133



M ATBERAIG A G RS R B 4 2022 458 4 TR

132020 19 ¥ 5 EB 36, 783, 413. 19 1.90

127044 o IR At 30, 780, 700. 40, 1. 59
9 128129 AR 26, 766, 549. 33 1. 38
10 110072 I HE £ 24, 331, 406. 91 1. 25
11 110081 Vi) 22 4 5t 21, 618, 090. 37 1. 11
12 113013 ] 7 % f5it 21, 022, 054. 79 1.08
13 127056 HRRE I f5it 20, 652, 946. 54 1.06
14 123090 =R 18, 866, 025. 81 0.97
15 128136 AT 18, 527, 832. 00 0. 96
16 113616 FIR Aot 18, 359, 787. 77 0.95
17 127033 i 2 18, 281, 896. 09 0. 94
18 127018 ANt 18, 126, 386. 17 0.93
19 113608 JBIR e 15 17, 945, 097. 53 0.93
20 127061 e L 17, 495, 606. 46 0. 90
21 128133 ¥ IR 16,572, 151. 75 0.85
22 123101 P it 15, 480, 497. 48 0. 80
23 123099 R fiit 15, 405, 972. 73 0.79
24 128131 RIRFE 2 15, 013, 730. 14 0. 77
25 123117 R fiit 13, 542, 953. 01 0. 70
26 127005 KA F it 13, 059, 298. 44 0.67
27 113627 KPR 12, 735, 347. 35 0. 66
28 127032 AT i A5t 12,007, 316. 42 0. 62
29 127026 e 7 e fiit 11, 409, 886. 23 0. 59
30 123124 w2 10, 877, 384. 90 0. 56
31 110062 K fi 10, 413, 863. 01 0. 54
32 128116 Tk 10, 331, 723. 18 0.53
33 127046 [EREEEZ T 9,351, 587. 10 0. 48
34 113519 KA AR 9, 204, 558. 90 0.47
35 128125 HERHFE £ 8,472, 833. 48 0. 44
36 123104 T e 8,221, 261. 62 0.42
37 110075 B LA ot 8,070, 154. 52 0. 42
38 127025 HR A 7, 580, 180. 04 0.39
39 123126 e 7,482, 886. 62 0.39
40 127054 R e fiit 6, 510, 166. 89 0. 34
41 113597 (AL 6, 310, 300. 10 0.33
42 127012 TR it 6, 202, 656. 83 0.32
43 110086 i LA 5, 460, 715. 77, 0.28
44 113624 1E )1 A5 5,416, 189. 21 0.28
45 113633 BHR A5 5, 125, 358. 27 0. 26
46 123039 VAR LD 4,970, 756. 21 0. 26
47 123132 [] 2 2 it 4,521, 013. 02 0.23
48 113632 Y 21 Hefot 4,029, 769. 88 0.21

9 10 L 4t 13 70



M ATBERAIG A G RS R B 4 2022 458 4 TR

49 127051 AT A5 3,212, 975. 34 0.17
50 123113 il SR FE AT 3,191, 339. 18 0.16
51 118005 KA 2,462, 898. 93 0.13
52 113602 5 20 ¥ 2,191, 898. 63 0.11
5.10. 5 $ 55 IR B 42 I B2 A 7R I 8 52 R 17 100 0 i3 BH
VR RIS AR FAAR AT 4 B 5 P FiE 52 BR 45 0
5. 10. 6 5 H ARG MHE R HAM TR I 5
TV TINR R, T2 F5 G0 6] ] BE AR R 2
§ 6 FHAESHHE)
BT Aoy

T3 H

WA BRI iz A

M ABRIE AR C

T A 5t B B

1, 379, 729, 798. 60

153, 201, 769. 13

A5 ST 1] 3 <5 5 FR U473

17,637, 875. 59

11, 054, 253. 48

9k - e 5 51 ] e < B ] 73 5

280, 817, 881. 22

40, 400, 419. 11

T I R B e R AR B A (A B
UL =T 5D

0T AR B <t i 0

1, 116, 549, 792. 97

123, 855, 603. 50

TE: B S LR R . R NA A, S B ] A A A

§7 REFHNZHER RSB R AREERHIL

7.1 REEEANFREESMHBERNHER

RPN
i H M AERIE RIS A WA R A 55 C

i AR BN AR S A0 A 0. 00 0. 00
A5 1) SN/ B 0 A 0 0. 00 0. 00
i A 1R S H /TS [ A7 40 0. 00 0. 00
R HIHIR A B AL S 4 0. 00 0. 00,
i 5 TR F A AR FE & B 4 0,00 000
pyate sl (%)

Ve RN/ FHWE AR BUE DM BB Bt e NI, STt/ B (B S A7 0 35 e 0 L 4 0

7.2 R EENCHERRERRFEE 5 A
e AREGE ARG WIRIEHEA B S ARE T 5.

§8 RMBREH PRNMMERGER

o1l $£ 131



M BERIE R RIIE R BB & 2022 SF 5 4 TR

8.1 MEMNE—RHEFEESHB AT BGET 20%H 15 5L

B SR A R e B AL SR AR e
. HE A
» L) 5 5 :
H A 5%
ol I T e BEL wmmam | mmsie oo
7 X g 8 hx i
5 20%T B[]
X i
o ] ] ] ] | ]
¥
A
o ) ) | ) | )
7 A K

ASFE AR R B — PR 3 A B e UL A B G 20% 01 00, SO BRI
1A

e 1y PIEEE” SRR, i N LR AR S BUR R R O AU N B
.
2 “TEBMRE AL e g S B B E R w1 T .

8.2 WM HEERKNIMMEEFE
T

§9 BEXMHEF

9.1 FENMHER
Lo o IR M S A A IR B e ST R S0 A
2+ (OXEBRIEN Gir BB B & e 5 F)D
3. ONABRIEA iR RUE S BB S F0E S0
4y N EERRIE A 6T RIS B L G BB T S5 W 45D
5. FEEH MG BARALIE. B R S
6. IR I AL R IR I 2 Fi e R AR _E A TF R 2 T T A

9.2 FFHHL &5
WA, HELE AN AT

9.3 ER AR
WREEFESEE N LEMNEE (http://www. xqfunds. com) X[, BEE A Y £ 5

o127 $£ 131



M ATBERAIG A G RS R B 4 2022 458 4 TR

SEEN. BEIENDPRIG T R EER.

HMIEERESEHRFRAF
202341 H20H

o130 $£ 13 W



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的国债期货交易情况说明
	5.10 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


