NNNNNNNNNNNNNNNNNN

ARENEHEE 1 5 FOF £AKFEHEIMTX
2022 FENFEEF~EERE

ERET

ARERE (FEAREREEHFHAELE) (XTHEL T
MAEEFEEYFMESENL) GIANEEENEAELRFEE )
FEEAE) CGEFBMREENMAER =EE T RZEETEMNZ)
B HAA KA HIE

G NI LIRS R S R Tt B R U B B R i ) R SR AR
£ 15 FF £E6RFFENX (TH “EH1HR R “KRESITR)
W, ERRIEAESTR— AR, WA RIERKK .

FEACLT 202341 A 19 HERZT ARE, AREREF I,

EEAN BEAREAREH PRI NI, EHRERT
ik,

AMEFFHNEEERA R TR,

AREHFHEF LML NART T,

A4 B AL E B E . 2022 45 10 A 1 H—2022 4 12 A 31 H

—. At RIEN
LM REIEHFEE 15 FOF & 4% =% Bt
RE: BEXFE

BN KETERHHIRAF



FEA: XL RATRA AR A
AT H: 2021406 A 17H
AT HAE: 45,614,695, 8817
T AREUTRIFEERF10E, TRY.,
. BAUXBERA
SRRt E 2022 FEFEAHE (B )

EE1S2022FE NEE#EES

0.95

0.945

0.94

0.935

0.93

0.925

0.92

0.915

0.91

0.905

0.9
WD O MM~ N0 N© O T 0N © O I 0N © O I 0 d
B &gl mity il B ©lin il g gl S qil o B G oSl
O O o0 0O O O O O v v o v v v = =~ O O & & &N & &N &
o I I D T I o I B 0 (- B - L = B = L - o O B v R o A B O B

o §F s & ¥, N ‘m # @ AN A ¥ 3 ¥ 3 31 ¥ @i B ¥n

N N N N N N N N N N N AN AN AN AN AN N NN AN NN NN
AN AN AN AN AN &N &N &N &N &N NN &N &N &N N &N N &N &N &N N N N
(= [ = [ (I i o i o B > B < I (= B (< B < i (& B <l <o i (> Qi (<o i < i (oo B (e i <o i (<o i < ) < [ & |
AN N AN AN AN &N AN AN &N &N AN &N AN &N &N &N N &N &N &N N &N N N

=, RAUXNEEARBRERE
(=) xR
BE 2022412 A 31 H, R4tk #MEEY 0.9331 T, &K
WEH S EEKE N 0.9302%, FAITXI LR ITEERN 0.9331 7T,
F AR R4 ER K E 5-6.6900%,
() BREZEEN
FRA

F, 2L PAFeRmFRNL, SRATEARRAGANEEE



EEEEEEEEEEEEEEEEEE

ReMELBRERTE, BRARENAZFHN, UAXKFRE
LA e EW TR EES, WEFOF KA A, ki, N
o E . BEBMBEES N4, BA R IFomE10 TRk F,
REZFABMENHRRE TR EEHH. THRAT.

(Z) BREZET RS

1. 5 B K B

2022 £ 10 A LAk, AR = E#EKEA, FBRELELEAERL
HEE, RelEMRmxE, 2RARETAFER K. BRNUNEES
TEER ARG EYCR A, BB A VB EE, XEE
ENWMEFTHES #4F, FrURETHEHRREATE, £L9,
FOEFES EFK T 2.14%, JFE 300 E#K T 1.75%. HEBEHEE
BHARKES, TERBREEESREH KT 2.20%, FHBEEH
E4RBEHTET 0.54%

BEEE L, AEGURNELMLERFEFTUAT, BN A
hHFEIBERE, FERKGNME, A% HREEEIR N FH.

2. BHEHREZ

FHIRE, MAEREY G NEAEER, £ MEREAMER
B%E, ZFTHMENGURE, BT LTZHTANEERICR
RN

BHEANRMARRNZAH DI, SFAMEEIAE, 2023
FHAFEHITEEN. B, FETHAMEERCLEF, BN



NNNNNNNNNNNNNNNNNN

ELYEEEMER I E R, BIEEH, TEEFNEMKK
KWK FHIRE, SN aREeFoRFETEAF, £45 55—
1 2 - AR TR YRR B R AL &
W, &4t XSERR
(=) R XFFKAeH/E (2022 412 A 31 B

1. RFEHAFR s AR
B HARTHE i B & = Bl

RITER. FHEEMS 2.
7 HARIE 4 At 694, 792. 54 2. 83%
fit 7 H 0. 00 0. 00%
R FAF 0. 00 0. 00%
e F 23,836,228. 18 97. 03%
B = B 0. 00 0. 00%
HoA 7 P 34, 340. 00 0. 14%
= RAE 24,565, 360. 72 100. 00%

Ee AAFSERE: RRAE. MERBEA . EARELBET .
Bz WA 77 7 B F TUE

2. MEMARETE & KA1 RI I8 A KR/ANHEF R+ 4
ik 57 BA 48

FF ik # % KE HARTE WEEEE
= EA S R (B (AKT ) R =%

EHH (%)
1 45 fk ETF 511360 35,000. 00 3,715,530. 00 15. 17
2 | tlaefeadt 009005 2,009,594.88 | 2,286,517.05 9.34




e # Z4E &

DONGGUAN SECURITIES

wA A
HEHE L RiE 002657
3 ‘ 1,369,984.50 | 2,258,830. 44 9.22
BEIR A A
4R T B 519712
4 o 530, 054. 58 2,022,476. 26 8. 26
REZ B A A
5 45 42 H A 511880 20,000. 00 2,003, 040. 00 8.18
6 TR 511990 18,531. 00 1,853, 359. 43 7.57
7 F 1% ETF 511010 13,600. 00 1,755, 814. 40 7.17
= K = B 000385
8 \ 900, 046. 56 1,395,972. 21 5. 70
WAME & A
9 Z T ETF 512660 1,200,000.00 | 1,291,200.00 5. 27
10 EiEhi 511660 12,057. 00 1,205, 880. 86 4,92

3. BRIALAEWEME

(1) AZSUHXARETWE THIEFF, TREHANREE

L EREIL A, RAMREHRG H I —F W% 2T
Z B T 5. AT VI 7

4 EAX

(2) ARSUHXRHAWI T HILFF, RARFTHESE ST

X aFRARELERT, ZF2FZSNILF,

(3) 5 &7t X A5 7 B9 A R

FNRE & B 0.00
UE 7 V8 B 3K 0.00
R A 0.00
LR A 34, 340. 00
Ho 0. 00




NNNNNNNNNNNNNNNN

At (ART D 34, 340. 00

(Z) 41t RERAAAFEL

EARBEIN, RAEAIRE A ERGEEH AN,

(=) £aTXIEF ko ERHIL

RABE RN E, AREHAREST X ZRZ TR L EERLTF,
P4 4£10. 007,

(M) RAUHRIAHWEER, £FF. LEHRH Gor) &%
Rt REE, AR FXER

1. EEFWTHRM A

RE AR E B 7w — H R A1 RIF =% Eeh [0.8%] £ 5% %
iR, WEFELT:

T =F X [0.8%)] + % 4E5LfF K%

T & H R HE# &6 X1 F H %,

E ba—HEAWXIKFEE,

EEUHXNERFFEHUR, BFEIF R ZEEAGHEA
RABNTRE, AREATEZEZF-—NMATERINTHE K
EEFRNEATRAFF — AL FEETEA,

2. B AFE FHRA LA

ARSI RAEE FLw — HE AT RIK =% A0 [0.015%) £ %
iR, HEFEWT:

T = E X [0.015%] + 54 LRAHK

T & HMIT R E ST XIFTE 5%



EEEEEEEEEEEEEEEEEE

E Aal—HEAITRIF FEME,

ESUXAEREHUR, FFEIM KR ZEEAFEEA
RAEBM TG, BREATEFES—AA g AR3INTHEHNHE
REFFANEGTRIEFF—RELFELEE A

3. EFRZF A

EAHUTRIBFEEHE R ENK 7 FEF ITHXELHACE)
IFe e 5 AR ZELFR . R FH AME, ERINE
AT X AR

4, Ht s A

R GFaE, Wk, BER. LERM. RERZANES
RIFEA, BlaERIK TP SR, HitE, ERFE. EEHIUTXIER
WEFFA. AMEILHEAE, HEEAREHREELA ALK S
FlS i AR, HFEAELTXH TN L FEH, NEEIT
X F 7= o AT

BATE A (A « BA X E 2 AR ARIE AR AT 8 2 A8 X %
BEARAEEGURNEGRAZE, BkPIT P EHERTETSE AT
NN Y BRI FEERF, FEBAFMKEAZY LIRS, &
HEAETHINZHFFF X, TAEEGHRNEEAL EEAS. £/
ANFEBANRHACT BEREFRE T ENRTRA, FHARIKF
FHRGHeATRATFAGIA, WHEEKR, FHEF LT REUX
FHARAT % 20vr 3148 A W RAT, B4 7 AE dy L= IR K R ST AE



EEEEEEEEEEEEEEEEEE

WEREFARKIER, HEBAEKILE AN HRDEERL
H, FEATABRAE A LS

5. HHB% R AR

KA RIEE AL R 4 SRR BT A, LB BA D
BN A, RN LM, WA, KEAHREE TR
Bk AR N R R A R B R A%, AR
B AHER SR ER MR %, HEBA. KEAMELEELN
B 35 20 45 SRR B AR LR I A B O B R A R
Bk P, 8 A MM ER W R R, R AR
Sl SCH A R A RSB A R EWE RN SN, E8
JARABALE HAT

6. &% AL A

REAHRIEEAHRIALH . BHAMFEERESHRLL
R, B AR IR A3 AR B SR U 2 3
WAR B E TG A R, EEHAR D KEA RO %
MBE, T AR RO TR

AR AR SN IR R 6%, X T AR IR A
Tl 28 % A F 0B BBk SR THE ER R A, BT A B 20%HY
P 4R A 5 T 4R A 0 B A R AT (E 4D
FNEHHH. oK bRoBAHARES, REFRLBHESL
BT, TR EBARERAREN TN NS R EERE, FH
N AT AR

OCEICTTL b5 -y



NNNNNNNNNNNNNNNNNN

(D) EFEVERMTRSER, AEGUTXELLH., FHEA
1B o A AT R4 R B TR M SR

(2) A rHEBOL SR B e, SR I K 4 F 4k, 4
AR ER B SR, LSRR K e T ok BAITXIL
IE BHR B SE AR B e, b SR A E E K S Ak,

@k S IR BT B 77

PLE—A % A BT R BT E (LT AR “E—
AV EARBATR B 7, dnok & £ SR ENT R, A0k EE A A TG,
DUARE SRR E Y E— ML SRBATR E, FEBHAIATHN, L
WL H A E— M SRBTR E, TR 2lAK LSRR E N
T8 X [8] 1 5 471k o3 R

Ffda E W H AR AT

R=100%+ (P1-P0) / (P*D) * (4 4 X 4{)

P14 3R BT 2 H oy B BT % 1E

PO £ — v SRR BT H 4R H B9 32 Rt %1

Py b — M BT 47 B B A4 1

Dy it 4% [X 8] #7 42 K 445

RA Ak 25 %

AP 4% 3R B I A KR

E=Kx (R-R0) %20%D/ ( %4 4 A $%)

E=\r 5 5 B ;

RO=M %5 1§ B i1 42 2o ;

K=V 45 8 B3+ 42 B 3 S BB X b — & B3R B 2 R =
H1E.

@Y EAITXBH L. BERESITXIL L, TEAREE

9



NNNNNNNNNNNNNNNNNN

A, KRB AR RN E P R LR A
(E) S AR KRS
REATRMETIE RS BT AT FLPER, EART

HETFRARE AU HHEE, 8 ALK A RIS U 1

WA A A R R TR B>, PSRN R B SEE

L5 FOF 6 AP EBHR . BRIUFREME, £EKS TE

EHREAREVFEAERAEABELEE —H. AEL RN

— TGS, AEERRTRE. LHEHAN. LHELH

N, WA B3, WA AR AHRIWETRERP #1T, £

BB RIRA, 8 ARIEEEAME HRRIEA TR,

EREEEHE, CEAKGHREASTRE, TARBETE?,

TREREAMEEABA LXK, WEXELLHL S,

H, EEEFERT
(O REHN AR AR EBA RIS AK LTS A

EAREBAL W, RE L HILER.

() RSN E AW IR RIS R RAARERF AL

EBE.

() RIMEMARELHRNEBA L HEALEL SN R

HEREEARAZEWE N TEMAR.

(W) A AR ST R R LB L ERE, RAEE

SET TS SEES N
(B) AREHNAEL TG L 4 BE KL WA BEFE,

10



NNNNNNNNNNNNNNNNNN

2022 9 A 20 BAEGHXETF AR 4 BE TR EEABR K
&5 5ARE AN H S &0 s o) 1T 15%, RIE ARGt
XeFEFRARE “BAEFERFFAREALRFD T 360 K (AL
) 7, MEEANBAKEINGARE ARSI % 2022 F6 A 20
H, 2508 wAHEAES TR GAFH AR . EEANRESER
AAESTRIG A, £ F R ERFHEBEREARESITXR
HERZHEA KT R HEL,

CGOAMEHAANAR ST AR EERRBER 7 FHEMY K&K
T A A E A E T

(£) EFHREENMEE, HFE. AL ARKARE. =K
R, ERERASE LR TS SRRSO HN2 7, @

A 1,100,150. 69 4, @3 & A 4. 19%.

Ny BEXHEE
(=) AREHREEXHFER
1. REIUE#EE 15 FOF R4 4% = EEITXIE 89
(RRIEFEE 1T FOF R4~ EFHITXIHHAE)
(REILFEE 1 FFF Ra & EEZ UG~ EEGF)
(REILFEE 1T FOF &4 3% 78 BT X B0
BEAN S M. E A UR
() FRHRKEE/ T A

\)
Y

w
Y

W
7/

Ol

11



NNNNNNNNNNNNNNNN

ERMA: TAREART BT EFE 1 TR+ Q21 #

P 4t: www. dgzq. com. en

fZ B E i 0769-22119271

BrA AN RiEER

EMAIL: zcgl@dgzq. com. cn

HFEENARE B wmFEMEEE, T EGEREARZIER RO H

GUNEIN-E ] /AT

RS 7 R A IR F]
2023 4 1 A 19 £

12



	一、集合计划简介
	二、集合计划投资表现
	三、集合计划管理人履职报告
	五、重要事项提示
	六、备查文件目录

