FHES 2N 88 SR ST EH K
2022 F5B 4 FEREREHER T

THRIEBE N FHOETFA IR A

THRIFEE A EARAT B A PR 2 =) R AT

HARAE]: 2022 4F 10 H 1 H—2022 4¢ 12 A 31 H




HERR

At ARG B E B BN ATE R A IR A mR SR GIEZR s
BRSSP E NS EE ML) (DU “ CEBEINEY 7 ) . (E
TR E MG E R EEME) (U« CEEM
SED ) S HARAT RIE I

9»

2020 4= 12 A 8 HHWiiEFHaEM 88 SHEA W~ EH TR (UK. &
iR or, BFAT 2020 4E 12 H 10 H [\ R EIFR R RS &1
T RIS N 88 SAES G B IR A R E WL AR S M R

BB NV AMCSEAE T . B R 53 (1 5 U B AT YA S & o ) B
EARIEALES TR 84, EATRIERICR

AT E B RITEE AR IRAT B A BR 2~ 7 REEMT T 2023 £ 1 /]
A% T AR R 5 fabn . P ERMAE R A GMESFNE . FEAIE
ARG TR TR B . HER A e, RIS s #E
iy R 5 B AR BTAT

AR A N 2 B BN SRR

AHAE BAER IR E]: 2022 410 H 1 H—2022 4 12 A 31 H

—. E&itRIFEN
(—) ZEAREH
EiFRIAFR: hHTES &N 88 SAEE BB HIT R
PG TR [ A A Y= B R
HitRlgor H: 20204 12 A8 H

BRI ST A br: IEEX SEE R T RAIERE, LA T I AL A
Wr, AR RGBT RS 2R, 74 SRR A A % [l 4 o

AU RIS T8 M B BR ARG LA LA R A5 A RO A

N

g 2\ Nl



M, EEERERRrEE T, CUEids S A bR AL B8 7= oy B R bR, 15
SR AR I Mb 25 v R 5 B IR 2

EirkliaEdr = JFek

RIS AR AT R B Wt 88 & 5O BRI, AT,
/\

RS 55 0 R3-F ARG, & & C3-Faf@ i K LA E SR BE .

(2 EETHRIBFBEN: HHUFFERAF
(=) EAHTRIFEBEAN: HRBITROAERA R REST
(0D FEMBZFEHA: FAHESRARA A

() HMEFFMEIPEM SR RINERSTHITES P CRik i E &
0,

. E6tHEEANERKRE

(—) BREETIEMRE
1. $3% B
[ 2022, M hRAE N BRI E FH R F 2, T RIER
I R B [A) bSPTIR e SRR R R T SR [ B BB L A AR KSR
AR E, 2RO AN RS R — B E R, TR R R, 43R
RATELE N FTEVE 52 300 98 AR BUR LK SR 1 dh i 6 E R IR, RRSE
SR FERGARBIK E A, BB R AR, G5 AT 1) S8
BB, DUZRFE LISR2E M AK I BRER, 45 BATMEE R MK A, %
At n SRSz, AR TR TIBUSR BE B 56 A 1) S a5 BN IR I o TR SRAT (T 4 45
R TECE, HARRAT AR K S N BRI
FrERN, RFEREER, FREERE. EFERE SR, REMNIER
A ARG . P RESE 2021 ERRAYISHY, A s AR R T H
= R A AR A T FIRRA T 3 E EINRE . =R DURAEBUR SR, 48
BT, 3738 5 i R B AR e, AR AR 5 2 s R R AT O R
VYR RE DRI R WAF R, N 11 B It s 52 ™ B 5 n s iy 4%, 21 12 A

X\ = g %

¥ AN



DI G Y NTTE A7 O s o= b N = W .7 R i S N S S 25 S NP
BURBCR BRI, VUZRFEANF IR, E P O R LR, B SR 7.

Gk 59 IR BB AR S, 2022 ARG AN B R R g K
8.9%, MNFIENG KM FE IR —. RMBCKS W EECEHEEL S, 2022 4
JAT IR PR . PO B MLE RS, IR RFEal IS 2 B 45 Ky Itk T A XA B it
S HMRT AR E AL IR T ARk, P2t MBS Ar, LS4k
FEATRIAT R ES N ARTICERES, — @ x5 0t i sR .
“FEEANR T REEMRE R\ U ESENA A4 E24E MLF, =R
itk R PGAFRI SR, BEE 11 R RATE A A BB g

ZUHFER T, W=EFEATRAES. 1-7 A4, 10 FEFGRGESRT 1
FEIAMLE R R 78, 8 A @b Rs, EMIKE RS KIE M7, HZ
JEbE#E MLF 48 S 80E . (5 0T 4 M1 brt e i bRk [a) MLF FZR5E4. 11 H 4 BK,
R KA FARAL, B8 S IR E B K MLF 4 8 5 18 B #eAk, BAK 11 A
RSB . By = BOR IR L 1), 22 07 TH PR 3R 3L [F e R [ R SR s E
B, I 1 AR MUF R, i SR P

2022 4, A5 AU a5 R B R IR AT R G AR AT . BE 2022 4F
M= R SEAR LSS, BT R R TAT, MR ah T BOR AT RRER 2021 4R LUK
B Rash, SEUEHGERT 2021 SEG AT . 10 =2 LUK &R
M, HUMIECE 7RI, LR IR R EHGR R - T, 11 AR EZRE
NTESS, RIS ME RIEAE, GRGE TS BRI W E T
Be, BURIGEBR, MR SCAENIERYE, B M —5 Rk,
TEBGEPEAEIR, Rt F 4y LLRAE P 53 1 R 2 B 2 45 B8 Jail 24

2022 F = 7% FEAR 5 11T S BB B ik, VPR R A 45 R 22 35 H
R4, BE 1L AR RIS R e 2, ARVPR A R TE
BRI 22 IR i f R, AR s A B B YR 20 . BE 2022 4 5 b & 55,
H T BUR I BN 32 52 EE K, % 6 i ss ahiibia ks, Mmts s Bt A
[ X Ik LR ik, HR . SN R B KA, =5t Rk
i 53 23 AR — M, VLT 0N A AR b X ) R I BE Dy Hh (o Il 45 B A
Wr, (HZEEFTFERTEH, X T iigEmzmA R,



PR T T 2022 FE AL G 2 G I L, BRI ) 2R AT, ARTMIAE
PP N PRI R R AT =R A TRAL . 2022 AERRAT SR S SRR R L,
BRI F IR AR R IAT Y, BEP T PR i 2 FE HE . B 2022 4 Hh
BT, HPEBUHR DR, B Aok, 843 BT i I ] A A =R £
MFE NAT, TS AR 5 A 5 T A v B A

2. B

SR A R B LIRS R AT IS R g . IR AT AT
PRI S5 IR BEEAT 53 AT, K 18] 52 UAC i o PO A PR SR T B B s i,
FA T 37 0645 FA R 22 5 A FOOARRE R4, P20 L A (8 PR 34 0 b R R AT 42 % . A
PR LN RMER % B BIANGEE  Bom O . TS T ke
s, DARANE W A T 78 0 IS o

e 7 SRS —— 22 5y SR L SRIE H BR & 7E AN HG I A & BEAARAE F XU )
HeRth b, I TS AR AR AR B IR, BB R SRR AT
DAFRAG R B 7= A A A AR 3 OS5 B K AR B 78 7 1) 0 AR KA 8 A o
Yy B AL, AR RE 5 e . s . WA R R A s . (5 )
R BRI . NEEFIRIES.

3. SLhRERfE

BB ERATOREE T3, [ U R, FATRRRIN, 2%
RN, AT AR FASR T oL, R ARG, 4l s
KT 77 S R B B A . PR LR B G THA Frisesh, AN 45y B8 & i 47
TSy, GiMTVPB ARG, AT RS BRACT= AT AT, 4/ il XU 2 55

TEAE VP ARA AW m AR e, AT EHE L LAY, 4
/M R T, ST A R B R e

BIO7 T, FRATVE PRI AN A T AR A A7 S A RO v A 1 AF £
[F] IS 4 LAE Sy IF [R) AT 4%, BUfs Raf@ i s o % i 7 T AR R i ™4 . P Rl iR
2 AR ISR S0 S 0 b DX IR A R B PR HE A, AH S T ARG R B X
ROAT 55 S, I IA] 45 2 o] (0 SR SR B A 1k R S I 0 o 76 LR B8 S A7)
RIEAG TR, I U0, P24 A BN E A T 7

PV A T AR 5 P AR AR AR, Ak 2R e R 2 B S R oy, (R MAT

-wd =S



M AVIBONHAE o FHe AR AT ML BRI SS T bt A A P Bl (E AT AL+
r, R A A AR E BRI IR AR . B ol AR eI S R
MATERBR, AT SN BEgs, (HAFESR B OR, R (5 X
Rl bhi%se, AR ERENE.

4. RRKRREE

JEEE 2023 4, SCEMEAK LT, B HA O v it A S5 Tk U g, IR T venE Ak
MBI, LR OLT, SREBMARFEEE DIIHIF R, BAAINE LA 2022 S£4
Frid gz, (HRRO R YR m AL, 5T MBER AL A AT RetE R BRSCE 4T,
BRI JAT I I 45 IR R 2, BARBRIM AT oIEss T3, Bl TR Z 5
5P Wb iR, MRS RN B KRR R B ORI R iy H A SRAT thOE
T E G s R sh v E, S TR SR TE 7 E G R . BARKRE,
2023 A BRI A GHR JATUERF R A8 10 AT REPEROR, @ TFANERE— b Hi ik 3%
[ LR I FE A

2023 SERIT e 1] LA b L7 3 B TR R RS 1R A 22 5 1) die K AR S, 2022 4
Padthrs B O NG B R, 110 2023 SEIZROUT BB . BT,
bt TS BRI IR D WA, AR 23 IR AR Rk T S22 1 DL 2 BTt g5
SGTHAE IR, (HEEEATRTE N RRsh, waeiE RO R Z IO, H AT
ZJPMAN AT TR PG R vl RERF S22 3 25 4 A fr, AN RIE R H AT E
B L B 00 B s PRARDGS T [ A 5 ZERAT B ARAT Ao ) e b ik, A L2 A%
Fh, ARG RE T BOR s . BAORE, BIRBUTR L5 Al e 2 Ilsh 2 2
IR, T BOT A7 b P AR L . 1E 2022 4R, M~ BUK
LA SRR, e imxd TRETT IR QI aa i, mAE I ish . RH
)5 b 3t 1 oK R R 2 — DI BRI A . SR AR PT i, Tt
2023 G5 A bR ir R, SRAVMER, XTI RN MRS Bk
LT IAT RS R A, R E AR A Rt DR e, EPRTRRAESS,
Sl EN A ZRERE, Bl EE N IR R EA PR, HESEERY
R FRI R, EAZF R EEESHELBEREA L.

2023 4 EAFEL B AL TE R BN, PO BORE S S AT
K1, AEFEEE. BT HHES) AR TR, BIHEE N AR E B R .



B T BCHR 7 T BE A bR B RAT IS R g%, NIRVER S, S BeR 4
PRI A PG, (HRAT B RUE T REE— 2B [l RN ALK |, JEH B I
e SR ) 7 SRS W] BELE RIS 18] A HE = AR o 2 T RO R AR AR I ATl XU RS: 2
Al DR FF BN AT, TR R AT RELE T HESN 98 B2 T 1) 5845 I B etk

FERENE R M AE RS, AR WRMERR R ST Bz mipr
U, EWRFILTFERBOT, SAFES T, Bk B B, 55 H
B R, FEASTH LBOR A G N, AR GUR R 2R RS )=
ERERATBE, TEE MR, MR R RS BT, EAT AR )
Wik AT IR R VLK S B R, 5 Bt IR B ™ E el p = 12 B A [
WY, BANMEANAEN TR MBCR MR 200855, FIRIE TR R

232 11 PRI BTl gn, 5SSO0 RIS 2 KiE BT, i
B A B AR i s R EATROR, R B A ISR B TR M O . it
JiTh, Tk 2023 SER G E R E L ATRICR E S, BB A Redt—b R
o 2022 R SHE G L )5 R A R BEAFAE MR TG G IR 3R, o — e i Y
FIRE, AECRE AR G B AL T T O B RO L, RN RE B . ALY
M EHEWE, R IMB I —EfEB R0, HENTEE 2022 i
FEE S N T BURVE R SN N AT, BB XS B J AT EROR, IR
U LN B 2GS 7188 KBTS I R LK H BRIV BURO K
) X 35 o

BEATHRE, 2R AEHRA B, et & H s,
HERE R IS 1 R Aol i 58 7 R A (iR b4, (BRIl B s 0 T, AR
5 Gt as aT REDI AL TUR 4IRS . B AR Rl AN R fitas 32 IR R K
AR IR ) BEIR S5 A0 e A 5 I TR) B0 ) T ORI A 15 SCRF, R K P ks
DA R BRI R, AR V0T T R B s R BT EAS 590 . 2022 SEAN A7
A gg, HeAT R FO T H s FOEARFE BN . 2023 SEH7 T B T IR
DU T RGP e, KT OR A BRI, ROV BT R B L=
o S F X EZ D HUE, BORRLEh o I)RE b Al BOIRDLI bR i, E T
THRI A RE Dy A e [ A ] g A 754 Rp 282

ey S |



(=) WEREAE
1. B&ETHRIBIEE AR

ARG A, EETHRIEEN S GEFFRE SRS 57 E
BNV S EHIMNEA)  QEFFITR S WAL 55 50 BRI R B e ) [
FAEEE R E , ABEWMSE . EEE) ) R W A AR S
RIBEF=, AL R A2 A X R Bl b, SRS RIFFA N ESRR A . AR
SR ESEEM, EMEFE ST WA AMBIATHN, FESIRINEK
WE BT S RIS E .
2+ Rz HliRk S

AN, EE RIS BN RN 1 G RS RS B, WS
PR ENY ST AR KB AT A A A B R A ATV

S B 55 HR T IR AT BN AR REEAT S U H %, WG e
Ak S5 3R A A P S UK REAT VP0G, R S BN E 0 BB Mk S5 B T 1T R i
WAL, XS T E BN ST 1A AT R . PP S HIATR

JRRS B B A N W] A5 T B BRI AT S A, RS BE
BRI R 3 MRS B AR S5 2t AT Ml AROR AN PeAl, 42 H 2
il B B B 5% B AR A i 7

ul

H & E B R b, SRS 5 R BB A I 3R AT S 0 XU AN AR S KU 12
s PEEE S RSB, TR AR SRS BT S R

o>

WA, Al DI, ARG, ARSI REE AT ES
THRIE PR AR BT IRA SIEENE L 2wl A S il BE AN A B 5 11Xl B -
MER AT . AREG IR T RE ., BB HFET . BHBRSE % J7 H
FTERMEMER: ZHITNEEEMN, REIAFEIL S AT IR
RN w2 Z TG AHOR IS BB AN 55 20 i sk . e 88 HERA .
S

o i



=, K RITERN
(—) EEMFHEE:

Az NRMIT

EEM S8

2022412 A 31 H

1| SEfciEA

32,991, 898. 44

2 BRI

35,842, 944. 71

3| AL S TR B EHE 1. 0864
4 | RIFRALESTHRIB T E 1. 0864
(=) =N 88 S=mBf A {ERILE

1.1200

1.1000 ‘\._-’_\'\_\_—_——

1.0800

1.0600

1.0400

1.0200

1.0000

ST ST PP TSP P
I A I U R I I
B RIE: PTIE SR K R A HE
g, E&itRIBRAERE

2022 4£ 12 A 31 [ A NRMoo

1. BAaER

| BARTE Co TE S FES
BATAEK 1,195, 827. 18 3.3363
A7t ORAIE <5 62. 03 0. 0002
i 5 % 29, 678, 228. 81 82. 8008




HAth %t = 5,001, 502. 74 13. 9539

Ry

/

BrERET 35, 875, 620. 76 100. 09

ik IS IR, B A3 o e G E B 0 > T AN S ST REAEAE R 22
oty B 7= EOMUESR I RN SE N IR S5t .

2. WERIREIE G R A THRIE 738 PR/ HEFF R8T 4% RS B 40

F X X TE &
5 WA WESF R HE e
=1 {E%
22 7
1 102281254. 1B - T 100, 000 10, 133, 071. 23 28. 2707
% MTNOO1
2 197630. SH 21 &R Fl 70, 000 6, 985, 313. 42 19. 4887
3 177941. SH 21 FH%Z 01 50, 000 5, 266, 087. 67 14. 6921
22 Kt fE
4 032280855. 1B . i g 50, 000 4,933, 632. 88 13. 7646
YK PPNOO1
5 152455. SH 20 M35 01 12, 000 1,212, 863. 34 3. 3838

N S

E: s (O A KBS RS WIRFFA BB TE SR ST RIS 15 E
bLplat 25%, IZRFLH™ MRS Hah S, OFF 16 D5 H WIS,

h. &R EH AT EHER

A 2022 4 12 H 31 H, AKF=fIALA.

Ny BETRIREHARAERL

“w Ay Y7,

SRR | TH RS eI AT
EHIZR | K =E X 0.40% + HERY 5 Hit WA

K D H ST $2 ] 5 5 B 2%
E ORI — H 5 BRI 58 E

R H=E X 0.01% = 4ERH & HHE 2= 34T
H A5E H RLTHE B 7%
E R0 — H 55 8 o h R 58 7 18




My | B BN TR S P T AT AR =i
T 1 OB RE 12 35 PR YT A b St P
REHE (A, JFEEE B A
5E Wt HEAT BB o B B NAE R AR
Gk TH AR S AR R, AT
b SR v PRI, AR TR — Ikl St
I S A HE R B R, AR BLIZE
GUR IR I ETHR L SR .

SEAL S PR A R AR T
PN A 09k 557 4% B 1
PRILAERT, BB A
BV SR B, 4F 4k 52 b
W o R T A BN A A
(149 M &7 41 T 11 $ 22 o DA
R gy, N WCEL
60%H1 V. i i o

e
BB
4 6 4]
#?j—»\o

€. K65 RIGFRHER

AR A AT R B B 1 DL R -

AL

SRR AR

$EZ 51405

S9A 16 3B HS 473 A

JAR SR AR

64, 042, 530. 83

7,721,711.71

38,772, 344. 10

32,991, 898. 44

J\s & RIS BN B R W o B fE ot

A A A a7 B O (RIS D0

Ju. EEHER

N

(—) ERREMN, AESTRIEEAREREK, DB ILAE; {8 AN

HAEK, DAEHETLALE,

(2D ERREHN, AEGHHRIRREE AT,
(=) FERREHN, FAESHRIEHEA= 22— LTS, BH 25,
(U ARG, AEEGTHGAEEARESEEN; AREEK S
stk zear, BRI SHHUIES: BE TR 7 RIWAL S, %00 C 2 LAl 1) i it

1Tk, [BIAAE 5 R AL 2 Se ik . JeHA B R ORI RS

o ) EE KT

HW RATEN

(1) #2212 A 31 H, FHEZFAAN IR KRB S 5RES T, S

4. 11%.

\Y

Ny



+. FEXHFEX

(—) FEEHREZEXFER

L.

B

10.

11.

12.

13.

(RTHAERES 5 MIESREN 88 SHEAH -~ EHITFEIMASE) -
2022. 10. 14

(CRT#EHE. WFH AR LR BRI Sehrs il N s HAh
KITT 2 5 ARS8 BRI A $-220930)

(CRT#EHE. WFH AR R BRI Sehrs il s HAl
KITT 2 5 AR B EE 58 BRI A #-221031)

(T HATIESFEN 88 B4 A P~ HT R & EAE L 28 3052 A 1 16
B A Y —2022. 12, 13

(CRT#EHE. WFH AR R IR Sehrs il N s HAh
KIKTTZ 5 8 | WAL AR & 578 FTHRI A £ -221130)

(P RIEZ 8500 88 SHEG T E HIH B - B HA R [2022. 2. 11 424] )
CHATIESR BT 88 SAEA T A BRIV 5 [2022. 2. 11 A4 )
(HfIEZR T 88 T ARG BB BT RIFEE ML)
(HALIEZR AT 88 SRS BT & B UHRI K 46 7R 15)

2022 5 3 FL B B M ATE R

AR N BT T8O Bl Gk e 2

B S TR B

LAt 2 S B I 48 R 114 ST A

}

(=) BRI

MIHE: www. avicsec. com

SRMEREIE: 010-59562622
BREFE X ARE BWAELAEEN, S REENFHERERA A,



http://www.avicsec.com/

	中航证券鑫航88号集合资产管理计划 
	2022年第4季度资产管理报告
	计划管理人：中航证券有限公司
	计划托管人：招商银行股份有限公司天津分行
	报告期间：2022年10月1日－2022年12月31日
	重要提示
	一、集合计划简介
	（一）基本资料
	（二）集合计划管理人：中航证券有限公司
	（三）集合计划托管人：招商银行股份有限公司天津分行
	（四）注册登记机构：中航证券有限公司
	（五）会计师事务所和经办注册会计师：天职国际会计师事务所（特殊普通合伙）

	二、集合计划管理人履职报告
	（一）投资经理工作报告
	（二）内部性声明
	1、集合计划运作合规性声明
	2、风险控制报告


	三、集合计划投资表现
	（一）主要财务指标：                                单位：人民币元 
	（二）鑫航88号产品单位净值表现图

	四、集合计划投资组合报告
	1、资产组合情况
	2、报告期末按市值占集合计划资产净值比例大小排序的前五名证券明细

	五、集合计划报告期内杠杆运用情况
	六、集合计划报告期内费用情况
	七、集合计划份额变动情况
	八、集合计划报告期内投资收益分配情况
	九、重要事项揭示
	十、备查文件目录
	（一）本集合计划备查文件目录
	（二）查阅方式


		http://www.eseals.cn
	2023-01-31T18:00:04+0800
	DESKTOP-KL4EJNM/ZHZQLP
	保护PDF文档安全




