FEEEEMGRSFEIESRARS
2023 B FEERE
2023%£03A31H

HEFEN P EEBRELSEEFRAFR
EEXEN HEEBITROARAF
WX HEH: 20234204521 H



v 5 A AR 5 0 IR S B BT < 2023 451 1 ZR AR

§1 EERR

HeEHANNEF S LEFERIEARS PG R RBAC . 1=k T UERRE B
ORI, IR A A R RS VAT 58 B AR AE AN K BT

HEFE NMEFRATIRG AR A FIREA L &S FME, 2023545200 Z#
T AR I SRR R H GG TN, RIEEZNEAFIER R
CHL IR SRR B R

BB R LSS - B 5T SR N B IE F E  50 7, (HAPRIES:

B ERA .

&M SRR R K BT AH KK, B0 E AR 45T Sk /i
A4 bRl S AR 4 ) FR S5 U R

AR IS TR A I

A A2023F1H1HEZZ3IH31H 1k,

§2 E&7 ML

FE G RIFR HE R A i 2

He TR 013251

SR (Y E ARSI GV

A AR H 20214209 H08 H

i AR JE 4 A0S 1,501,494,296.3017
AT G PR 3 Il $5 T 2 A UG AN DR e 28 P I sh v

T Hbw RTINS, S5 e AREA N SREGHE B 4t
AR TR AR
AT G BV BRI 0 T 22 L B IS AT IR AN G i
Wistrie%, B Em M RERBRTIEKHEA
W, FHKIENIBERIFR RS, 29N ERACAE T

P TR FRIZFRR o AT G R X B 5 0% SRl = B AR i 728
JEECE NG ASHE RS . R b kg, [l
W RN . 5 BT R 5T SRR A . AR IR U (Y Ak
b, FrsEE A R A

b o HHAIEZE A 5 F8 B 3 2R <95 %+ [A] AR AT 1% A7 2 A
Mk gt B A A v & (GBS x5%
RS AFEGNEFF IS, L TUA W 2 AT R = T

emindte, RTREHESMRENESE.

220, 11w




v 5 A AR 5 0 IR S B BT < 2023 451 1 ZR AR

A== IN HE R RS EHERA

BEeEA TH AT A PR A A

N ) B ) e TR AR H {5 B AR FRA H {5 R AR 2RC
B &I A AL 5 AR 013251 013252

T IR J 25 S J < 1 3 0
¥

1,499,725,039.264;

1,769,257.0441

§3 EEWFHEIRAE SIFERI

3.1 FEMF R
A ARt
FE 5 b %&i&,ﬁﬁaozsﬁo‘l’)ﬂm H -2323¢03H31 ‘E,I)
G @R RRRRA | PSR RRETRZRC
LA O SR 7,942.229.94 3,884.91
2 AR 24,500,179.05 10,501.78
3LV 35 5 4 A B9 AR R 0.0153 0.0137
4RI G BE =1 1,566,626,230.41 1,839,650.09
5 R E: & BiAHE 1.0446 1.0398

1. A O SEINGEE SR 2 S A A SN sl

HAN (G2 b a2

et ) FAERAR S5 LA IARAT, AR A O SE e i B A 28 fe i (e A2 2k

zZs

I o

2. Frid e SHEAR A IR AW EAL 5 e S T3, T A B SEbriias

KT ELT P

3.2 EESHERN

3.2.1 Z S U A E NG 3R K 305 R 5t b Bt v i 2 R Y LR

TS BRI G AT E R I

N&G

i ) FEE K | M gikh i o

N g | D O | e
B N ThndEzE | Rt | O-G @-@

O ® %6 BRItz

@

oE=1H 1.48% 0.02% 0.89% 0.03% 0.59% -0.01%
U AN A= 0.38% 0.06% 0.85% 0.05% -0.47% 0.01%
o Fe—4F 2.84% 0.05% 3.33% 0.05% -0.49% 0.00%
B4 A 4.46% 0.04% 5.36% 0.05% -0.90% -0.01%

#
w
=i
P
=




{5 R R RIE S B R G 2023 4R35 1| RS

ERERES
HRE AR 5 27 C i E R DI
X | Mg
o | et | gt |
N EXERLES L | AR
i B RinEZE | Rz o DO-3 @-@
O RhMEZE
@ EAE)
@
oE=1H 1.40% 0.02% 0.89% 0.03% 0.51% -0.01%
LN H 0.25% 0.06% 0.85% 0.05% -0.60% 0.01%
ok — 2.53% 0.05% 3.33% 0.05% -0.80% 0.00%
RESEH 3.98% 0.04% 5.36% 0.05% 1.38% 0.01%
i;&@@é\ . 0 . 0 . 0 . 0 =1. 0 =VU. 0

3.2.2 HEE A FERRES Rt ER KRR L5 RS B R Al R 2R
i ELE

FEERERFFAR IS EERES AR E NS S EETHE
(2021509H08H-2023503H31H)

6%

3%

4%+

3%

2%+

1%+

Lt
D.‘u \\/ T T T T T 1

oL ]_% 1=
2021/9/8 2021/12/16 2022/3/24 2022/8/30 2022/9/29 2025/1/4 2023/3/31
— mEEREAES, — USHaEE




v 5 A AR 5 0 IR S B BT < 2023 451 1 ZR AR

hEERERRSCREINSERRE SIS REEEER R EENE
(2021509R088-2023403A31H)

6%

3%

4%+

3%

2%+

1%+

D% \\/ T T T T T 1

19 -
2021/9/8 2021/12/16 2022/3/24 2022/6/30 2022/9/29 2023/1/4 2023/3/31

— DEEIRETEEC VsEEE

§4 HHEARE

4.1 E&4H (RESLE/NAH) FHN

AR IEEZIHR | 1B

w44 WA 55 . Ml i
FEREM | EERY IR

R £E, 199048 A4,
] 2 PU AR R 5 e i B e A
N A+ . 20144610
H IG5 2
BIRARF], ST HRE
ZPRBNEE . T TS
[T AT 7 0 o] A S 2
2021-09-08 - 84E | &AHBF, PUEA LN [H
EW AL 4L, AT
& @i g kg
A oL S YT i
FRNEF R RS PER
S i LM s A
& TS EHRFE IR AR
F R HEEH,

T

B Bt
> P
N
B =

#
)
=i
P
=



v 5 A AR 5 0 IR S B BT < 2023 451 1 ZR AR

E: 1 B EAER L SAE H IR 68 B SN A S H RS . B
gz, ERHWIvEEEFRERH.
2+ EFFALIYE SGEMAT I 2 GIEFRAL ML B B3RS B IMED BIARSGILE -

4.2 EEANRE BN A ZE B EEM T EHR KA

ARG WIN, AReEENHET (NP IR R R R eik) « (AJF
SRR RESIBFEEINE)  (AIFSERIETF RS MBI R B & HIMNE) |
GEFHRFREREEHRAFR TS HERZEL) « Eea FRMLMA EEEN, &
FHWSAE S BV st RS B B, AR AR ] XU (Al B, OB A A
WORBRAHM L. ARG, HSBEREGIEGH, BAMELERFA A .

4.3 AR 5 I
4.3.1 P38 5 il B AT IR

ARG AN, AESEHINHEHIAT GEHRREESEH AT AT S HEHR S
LY, SEEARN B AR, 8 RGN T2 5 Fh o 2ULE S Mb 45 385 T A% 45 11 58 5
SFRAT, RRIUARFEIE R A 2 AR AR 2 S L.

2
=\
/N

4.3.2 REZZAT AT
ARG N R RIA T AT HE TN ARG, R LA &1L
Gy BT TE a0 R H B R 58 5 A /0 (¥ B A8 5 Bl I I 77 24 H S B 5% M 1 o

4.4 |E AN E S RIB T RIEAIBIES T

FE20224F U= A TGN E B RIIR G, fizriipdi N2 T 8. 220234 )5,
TR B N G E T T AT E AL . CHRAERTRIE, X s
PRI T Rk . AT R m A sk =, B 2 ad kv SR AR I, AN
SUEBFENE TREE, N2 ENTSFEMEEmEE, S6RETHHI T RE; mn
G, HEHEANZA, 5 ESEdE N, N2 ARITELOMOMIIN, 26
WiZEH T/NHE, FERAFMZEWRE BT 915 EE.

HAARTEARKE S, LSRG AGERNRE, FIRGR AR THE. A
20234F, HTEHMELT &AL, 72MEEASCRIGER I EHA=ZAE, BT
TR Z A FARAL, 7200 AR TE A A DA B & PP R 1 S R &6, BN T i F1) %
A APECE . RE20234FE AL, HAMBERNIZIEZES, TIHIRMEE H20224 =Y
FEERES, A THEFETY, TEEKmFIRGENB NG . RRENMKIRER AR
ey eSS, RELEER O REBAHIES, ERIMNEESHIERAK, %
HEEEA L NES. EIERET, BN FEA LB R dEHE =R
B HGAFIRG R E, REFEA MG, =5 A RIGFEE . BB W
AT, P AR R A AT 0 e SR

Feul, F11m



v 5 A AR 5 0 IR S B BT < 2023 451 1 ZR AR

4.5 ME AN EESHNSRIN

BEIRE AR PG ERROGFAR S ARE N 1.044670, AIREIAN, %Kk
S FIHEIE KR N1.48%, [N ST LR I AE N 55 R 80.89%; % 2 ) 2 R Hh 5 22 4%
Falii (3 7 C R S BUFE91.0398 70, ARE AN, ZBESM DA K 2 H1.40%,
[E) 3 557 b A TR A 2 2R 20.89%

4.6 HE A ZEETFE AR & H ™ EIE R
AT AR AR R AR S A AR H A & 0 B NBCRAN200 N Bl 2 &
BB T 5000 75 ST HITE T o

§5 BEHAEHRE

510 EPREZEH-ASGHER

R 5 S0 b 3 A R 1 b A
(%)
1| AR - -
Horpe 2 - -
2| e - -
3| BEE R T 1,589,792,478.33 99.86
Hrp: iz 1,589,792,478.33 99.86
B SRS - -
4 | REEEE - -
5 | ERAMATA BT - -
6 | ENIREERHT™ - -
Horre 2 =[] B SEN ) ]
IR A G BT
7 ﬁﬁﬁ%ﬂ%ﬁ%ﬁéé 1,961,409.56 0.12
8 | HAhH™ 205,904.29 0.01
9 | &t 1,591,959,792.18 100.00
52 WMEMRTITL A RKPBEEREFEHE
521 MEMARBATU A RPBEANRERTHE
TR o
522 MEPRFTATW o RHBREREREREHE
TEARH o

Ed

701, 2E 1170




v 5 A AR 5 0 IR S B BT < 2023 451 1 ZR AR

5.3 B RARIE A YA & 2 S = E LB RN AT+ 42 B R B 4
AW

5.4 EREFRF B TRNRFREAE

o \ B o B T e
¥ 5 fiii 75 i A FHHEOT) BB ()
1 X i 57 - _
2 PAT = - -
3 SRtz 369,262,639.45 23.54
Hodr: BURME SR 101,793,742.46 6.49
4 k7 591,370,172.65 37.70
5 i M A i % 75 - -
6 HH 530,689,452.31 33.83
7 Al LA (A AZ #ef57) - -
8 [F VA7 5 98,470,213.92 6.28
9 oA - -
10 it 1,589,792,478.33 101.36

5.5 i HFHIRIE A RYE G S B8 B/ HERF 8T 4 RS 5

Fr e ‘ i | HEEET
- fiigr A fii g7 44 PR g R | ARMECT) BB ()

1 | 112320040 | 23/ K 4#47CD040 1,000,000 | 98,470,213.92 6.28
2 | 200202 20[E F102 800,000 | 81,439,386.30 5.19
3 12028028 | 20 EARAT/MARO1 700,000 | 71,579,253.70 4.56
412122017 | 2148HKIH 2 4@ f501 600,000 | 62,665,939.73 4.00
5 | 102280606 | 225([H#EMTNOO1 600,000 | 60,170,314.75 3.84

5.6 W E RARIE A Y E & 2 B E E IR/ IR+ 48 B SRR B A A
AW

5.7 G WKL A SO E G E e B8 EL B RN HEF BB T4 St e IR AR B A
TR

5.8 B HAR LA FOYME o 2 S =3 E LU R/ HEFF BT T 48 BUE S 5 148
AW

#
)
=
o
=



A AR G5 RE TR B 2k 4 2023 458 | R

5.9 &G IR A E SR KB BE3 5 16 Dt it B

p

510 IREWARAZR SR B E BB S 1E LU

o

511 HBASREME

S1L1IREHIN, FESBERNE+LIEFRRITEST, TRBITRAEFERATER
H gt 0BT —F N 8 23 EARBRITHILT, FEH % SRA IR A 7 7E#R & M B AT

—FENEZETEARRT. PRB\ARSKLT.

FEEN LR EEPTRATIESR KRR RREF A EHREREN. BEAR A AT
HIEKIME . B EREHN, BEEBEARRAEESE R +ZIERFHRTEA D
AP EMIILREE, RERSRHH I —FENRIATFER. LTHHEE.

5112 ZEBRHAT+ L2 RERBHES S RAME N EIERERE.

5.11.3 HABBE =&
P ZFR EH(OT)
1 fEH IRIE S 5,205.19
2 SR Z7 3 K
3 IMidive il
4 VLIRSS
5 JSE AT FR K 200,699.10
6 FoAth RS
7 oAt
8 it 205,904.29

5.11.4 5 HRKFH HIAL T e BT T 4% 851 55 B 40

TCARA

5.11.5 AR AT+ 2 B2 A ETRIEZ PR B LR Ul B

TR

5.11.6 HLBA G5 FER H Al S R 38 2)
TP IR, 3 T2 A0S vE T2 8] o] BEAFAE R 22




v 5 A AR 5 0 IR S B BT < 2023 451 1 ZR AR

§6 FHBAE &R RSN

AL Ay
HE R T R A HRE B i 57 C
2 SR AT L 4 10y B0 s 1,701,153,605.94 181,586.20
5 HA HATE] FE 4 5 4 33,628.78 5,317,563.45
Dl AR A AR FE 4 R [A] 47 A 201,462,195.46 3,729,892.61
15 BA A E] FE 4 97 5 A2 B 47 A0
Oy By /b LA I8 F1))
2 B AR S 4 10y 0 0 1,499,725,039.26 1,769,257.04
§7 ZEBENCHBERREBRRAEESE MR
71 EE&EEANFEARESHILIER
RGN, HEETH AR AESHH .
12 BEEENZHBERARERAALEST 5 HA
AIERAN, EEEHARISHEEESHEALLS
§8 LM HERKWEMEZEFR
8.1 RN B — BB EH T E &40 Btk 2 5120 % F 1 I
el BA N RRA 3L 0 A AR A I WS R RS E N
” SREE =
% Y3 L 451
* JP | aRRIEE HAAT1 40 535 LAY B AL AY: ] =y cW Al At
% | 2| wmitoon HAwI 45 55 WA G W SR EIR A 1 A 1 4 855t
7l fr i e X
]
uilk 20230101~
# 1 90230331 1,499, 671, 080. 08 - -1 1,499,671, 080. 08 | 99. 8786%
P R AR

A A AR S A AE B — PR R R e WL i ) i L R B SR 20% S I, AR
HIARAPEA R RITE DL, W@ P58 EAURE [ml s i BE (m], 3 8 BN WT ETC A BRI A0 1%
AR G 8™, A T BeX Bk Sl 7 AR — @ BRI, LA AT RE 51 A L iRt sl Ve AU o

8.2 M HE RKHMERFR

AN, oM B R I A A R

%10

p=i|

1, 11

p=i|




A AR G5 RE TR B 2k 4 2023 458 | R

§9 FEXMFER

9.1 FEXMFEX
v R RIIE M 2 v T i e AR S A5

—

(HE BB RIS B I G B 65 )
(3 B BB AR SR 5% B3 SR E WD)

AR A
v EEEE LSS B HLAE . B
V EEFEE NS SRR B

AN U B W N
7/ 7/

9.2 T Hh K
REEHAN. BN

9.3 &I H R
Pt 0] LLLE BV I (] S 2 2 1), ] 45 T A 9 ) SE &5 B

HFEERESEHARAH
2023404H21H

117, L1l



	§1  重要提示
	§2  基金产品概况
	§3  主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4  管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5  投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注 

	§6  开放式基金份额变动
	§7  基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8  影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9  备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


