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PR Bl 2 IE S A 55

6.4.10.4.2 5REX75 813 205 B iR 77 AT 838 F T A0 0T PR 3% 2R (S b 55
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SRR 2 A A UE I AL 55

6.4.10.5 FREX T B EAH S HIIE L

6.4.10.5.1 {EHAEESEEANZHEE REREARZSHER

AN HE e 1B B NAE AR T S PN 5 L R R AT EYITR] 8 R T [ A B e R AN

6.4.10.5.2 REYRBRESEEANZ S EAD KRBT B A ZESHEL
AT AR WA B AR R B e BN Z AP HAL SRR T 50 BB AT I O

6.4.10.6 HIKEXT RE HUSRAT AR R 37 A2 B A B

Bz NRMoT
. Z b T ELI ]
g‘ﬁﬁ 20234 1 H 1 HE 202346 H30H| 20224 1H 1 HZ%E 202246 A 30 H
’ AR R ELGISUAON IR R ELIGSUAON
T E R ARAT| 26, 147, 255. 87 58, 022. 49 42, 567, 857. 53 78, 228. 55

T ARERRTAAR ST NP E@EBHATRE, 8T FNLRIER R .

6.4.10.7 AR ELERFEHNS SRETRHIEFKIBR
AN HE L AR A WA S b A B AT B A 1] Y S AR AR S N 22 5 e BE T AR IIE S

6.4.10.8 HAhSCEAT 5 I B
A HE G AR A A Ko b AR AT B A 1] P 240 TS 204 1 B 1) oA R R AT 2 T
6.4.11 F)JE 9 B E L

AT AR N AR R AR A
6.4.12 Bk ( 20234 6 A 30 H ) AEESFHRFRIBEZRIESR

6.4.12.1 FINEHTA /3 R UESR T T HIR KA KIFE 2 RIES:
SHERLL: AR

6.4.12. 1. 1 ZIRIEFHEMN: IRE

ﬁ# W% ‘EEIJJ I T NG| ,ﬁﬁji1ﬁ ‘ éﬂ_z% ‘ﬁﬁi‘li ﬁﬁj{iﬁﬁ #
g | AR AN H kg (EFAM| CRAL: B | ASH | 3
301292 | #EARLHTIR 2023 46 H 29 H 6 ™H BRAEAZIR | 19.99] 19.99 307| 6,136.93| 6, 136. 93
301292 | Mg RLHTIR (2023 26 H 29 HIL AMNHW (%) | HA@EsZMR | 19.99] 19.99 2, 760|55, 172. 4055, 172. 40
301261 |1H A% (2023 426 A 29 H 6 1™H FrAE SR | 36.90] 36.90 124] 4,575.60| 4, 575. 60
301261 |fH TAE% (2023 6 H 29 HLMHW (&) | FmEsZR | 36.90 36.90 1, 11641, 180. 4041, 180. 40
301202 | BAE Ay 12023 4= 6 H 28 H 6 ™H BCAEAZR | 25.82) 25. 82 155 4, 002. 10| 4, 002. 10
301202 | BHE A (2023 426 H 28 HIL MHW (%) | Hilcii@EsZfR | 25.82 25.82 1, 38835, 838. 16|35, 838. 16
001286 | Bt RETR (2023 £ 3 A 31 H 6 ™H B IERZR | 9.60]  9.41 3, 767|36, 163. 2035, 447. 47
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688249 | fh A HEK (2023 24 A 24 H 6 1™H Bz | 19.86| 18.06 914(18, 152. 04|16, 506. 84
301293 | = xR} 2023 4= 4 H 25 H 6 ™ BB ZR | 29.60 71.42 193] 5, 712. 80|13, 784. 06
688361 | AL K 2023 £ 5 H 12 H 6 ™ BB Z R | 23.60| 64.67 196| 4, 625.60|12, 675. 32
688472| Fil4riy | 202346 H 2 H 6 ™H BMIESZIR | 11.10] 17.04 717 7,958.70[12, 217. 68
688478 | ey (2023 £ 4 H 13 H 6 ™H BMIESZIR | 32.52] 42.37 209| 6, 796. 68| 8, 855. 33
301358 | ARARAE | 2023 -2 H 1 H 6 ™H FrAEsZ R | 23,77 42.89 203| 4, 825. 31| 8, 706. 67
688629 | HFFHE (2023 £ 6 H 16 H 6 ™H EEASZIR | 9.26| 18.59 455| 4,213.30| 8, 458. 45
688531 | HERH [2023 4 3 H 24 H 6 ™ B A 2R | 152. 38| 135. 97 58| 8,838.04| 7, 886.26
688562 | fifi K #fd|2023 /£ 5 A 15 H 6 ™H FMIESZIR | 12.68] 22.31 349| 4, 425.32| 7,786.19
301360 | ZEERHE (2023 4E 4 F 17 H 6 ™ H BRIEAZIR | 71,88 92.60 81| 5,822.28 7,500.60
301408 | £ N i) 2023 4 2 H 22 H 6 ™ H BB Z R | 16.24) 16.95 436| 7,080. 64| 7,390. 20
301382| BT | 202345 H9H 6 ™ B E SR | 23.80 32.84 216| 5, 140.80( 7, 093. 44
688458| % (202345 H 15 H 6 ™ BB ZR | 75.00] 90.76 77| 5, 775.00] 6,988. 52
688352 | i RHY (2023 44 A 11 H 6 ™H FRAEZIR | 12.10] 12.07 575| 6,957. 50| 6, 940. 25
688484 | pd > FH 12023 4= 3 H 28 H 6 ™H BB Z R | 39.99) 36.71 188| 7,518.12| 6,901. 48
301295 | MR (2023 46 H 19 H 6 1™H BrRIE AR | 37.40] 36.07 185 6,919.00| 6, 672.95
688552 | i K FE A | 2023 £ 5 H 8 H 6 1™H FrEsZIR | 21.17) 23.50 270 5, 715.90| 6, 345. 00
301383 | K44y (2023 £ 5 H 31 H 6 MH HMIESZIR | 46. 16| 35.72 168| 7, 754. 88| 6, 000. 96
301210 | &My 12023 46 H 21 H 6 ™H FrRIEAZR | 57.88) 49.17 122 7,061.36| 5,998. 74
301373 | B EiRH 12023 41 H 20 H 6 ™H FriEAZR | 33.73) 31.85 184] 6, 206. 32| 5, 860. 40
001287| HHHEME (2023 &£ 3 A 30 H 6 MH HEMIESZR | 11.88] 21.02 273 3,243.24| 5,738. 46
688334 | Mkt | 202346 H 9 H 6 ™H FrREsZR | 14.16| 16. 21 348| 4,927.68| 5, 641.08
301355 | p ERHE | 2023 £ 6 A 2 H 6 ™H FrRIEAZR | 17.55) 16.75 327| 5, 738.85| 5,477. 25
688620| ZHlik (2023 46 A 15 H 6 ™H FrAEAsZR | 10.68) 12. 34 442| 4,720.56| 5, 454. 28
688581| ZASHE [2023 45 H 12 H 6 ™H B EZ PR | 125.80[ 118. 03 46| 5, 786. 80| 5, 429. 38
301305 | B33A4E (2023 45 H 15 H 6 ™MH FRIESZ R | 25.25 19.69 272| 6, 868.00[ 5, 355. 68
301428 | {20 1E3# 2023 45 5 H 10 H 6 ™ H FRIESZ R | 26. 35 30.60 172 4,532.20| 5, 263. 20
301170 | &R 12023 426 H 16 H 6 ™H FCRIEAZIR | 34.00] 34.93 150( 5, 100. 00| 5, 239. 50
301332| fHE/R¥S | 202345 H 9 H 6 ™H FLMIESZIR | 14.81] 13.73 377 5,583.37| 5,176. 21
301322 | ZRiERH 12023 42 H 27 H 6 ™H FRCRIEAZR (131, 11) 53. 24 95| 8,259.93| 5,057.80
688570 | KILF 512023 4 5 H 29 H 6 ™A HRIESZIR | 30.26] 25.33 189| 5,719. 14| 4, 787. 37
301203 | [EZE3F 15 |2023 4 3 H 28 H 6 ™MH BRI | 46. 13) 34. 40 139 6,412.07| 4, 781. 60
688429 | i B GEJR 2023 4£ 6 H 20 H 6 ™H FCRIEAZIR | 19.20] 25.53 186| 3,571.20| 4, 748. 58
301439 | itk 77 12023 4= 3 H 10 H 6 ™H BB ZAR | 19.99) 16.90 266| 5,317.34] 4, 495. 40
301337 AT (2023 455 H 16 H 6 1™H P EAZR | 32.60] 30.37 142 4,629.20| 4,312.54
601061 | F1{5 & 2023 4= 3 H 30 H 6 1™H P EAZR | 6.58)  7.58 565| 3, 717. 70| 4, 282. 70
688631 | MW= 212023 4 6 H 19 H 6 1™H B E SRR | 25. 28] 29. 87 142| 3,589. 76| 4, 241. 54
688623 | ML RH [2023 4£ 5 H 31 H 6 ™H B A Z PR | 125. 88| 86. 79 44| 5,538.72 3,818.76
603135 | HERHE (2023 423 H 29 H 6 ™~H BB ZE | 17.80] 17.89 193| 3, 435. 40| 3, 452. 77
301345 | 2k 2023 £ 3 H 10 H 6 1™H FrESZR | 73. 45| 46. 64 73| 5,361.85| 3,404. 72
601065 | VT #h 5 H] 2023 4= 3 A 31 H 6 1™H PO IEAZIR | 10.36) 11.84 225| 2, 331.00( 2, 664. 00

%31 7 356 T




M g AR TR A 2023 AP R

601133 | AWy 2023 4 3 A 31 H 6 1™H PO IEAZIR | 11.66) 12.26 189 2,203. 74| 2, 317. 14
603137 |1E 17 AE (2023 £ 4 A 10 H 6 ™H HAEAZIR | 15.90] 17.09 133 2, 114.70| 2, 272.97
001328 | B RE I (2023 /£ 3 H 29 H 6 ™H HEAZIR | 20.68] 25.49 78| 1,613.04] 1,988.22
603172 | /3 4y (2023 4 4 H 28 H 6 1™H PO IEAZIR | 14.58) 16.13 122| 1,778.76| 1,967.86
001367 | #F#R 250k |2023 4 3 A 30 H 6 ™H FRAESZ IR | 44. 48 39. 48 42| 1,868.16| 1,658.16
001324 | K#HFRHE 12023 5 H 12 H 6 ™H sz | 18.88] 19.60 81| 1,529.28 1,587.60
603125 | % FHE 2023 4 3 H 30 H 6 ™H HREAZIR | 25.98] 24.53 64| 1,662.72 1,569.92
001360 | rf 4412023 4 3 A 31 H 6 1™H HREAZIR | 15,38 14. 87 95| 1,461.10| 1,412.65

T Bet A RBCEEAERUEZ BRI A, IR RN B R, BOBei, e R

AL 52 PRI (EL AN K5 A L B — 2

6.4.12.2 RARKRFA ) H B 45 it S5 7 308 52 PR A 52
A B AR A AR R R I RS S PR

6.4.12.3 YR MR35 IE R 5 F/E AR FIFH %

6.4.12.3.1 AT T B M I IE R
ARG ARG WIARTCARAT T 655 1B RIE R, RIS A E NI 625

6.4.12.3.2 X 5 Frii i35 1E B
ARG AR WIRTCA 5 i i gz IERIE R, RIS A E NI 625

6.4.12.4 B K S 5% pEIES B A& 5 FIES

RIS ARG MR TS 55 B IE S AL 55 FIES: .
6.4.13 & T EX R K EE

6.4.13.1 X\ & BBUR A H L EEH

AFEG AT EAN I E PRA BUE R R S, BT hE AR, e . AL SRR
() <p ik T H 32 BRI AR MR 4 05 55 . ARG HH A B3 I In i 53X 2 45 T HAH
SRR A AL HEAT RS« Tl XU B T 7 ARG, o A 5 4 P 2 40 A TN DA S IR 8 3L ) 2
H s 5 BCRs DA RSz i 7E BRE a2 N, #8088 T SR AR T A S AR B BTl A F], 7B 4%
P RS ETHR N, 18 SRIE S T = K R e Y M .

AEES I EESEHEANNBERHHZE RBFEANZR: (1) 28 —Z AR B H#E 2 i
HHEDWI AT EREM (R 5 &8 A R A w) RS HHI ) MRUE BAT S E B3R T, #HH
2N R 2y, &2 2RI 3 S 2 PR AURIAH SC IS ) JE AT AH S RIS A BN I BF R 5t .
(2) AF] AR BTG A R B R . A FVE EZ ST R SR AP AT i R A T s 2R
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B, JFARIE TS S AU (e 8 BT PR W) XU AR L) R E JE AT XU i BRI Bt
Fr i UE BN G TR Ml 55 2R 2 B3 TR XU P i BB A BAT IR 00, PP 2B 35 2R R
DR K RIS o (3) 23 W) F = 2 XUz 915 91 iy DU 5 /N 2H S MR REAL A R o PRUIGE 5 B /N A 0
CIES= URE B Sore e (B um b SR 0 NN i o N U o411 N4 U RN R s 2 SN S
g e A v W PR 5 A S s EC A R RE ALY (T 2% A3 8 R SR 2 B o 56 A I E VL Tl P4 5 %
HRREATLA RIS DU A Dl 55 EAT SR A4 PSRRI U A% i . (4D A ] DU 2 RSB 9 F A 7] 53501
AE R TR AR AT AT B S 55 TAE P XS AT B A EAES], JRRYE
AFGE R BB DT UL K (R T 2 i BT PR 2 W] XU BRI ) F e AR EAR L X
B e BT, ST ML AR E .

A 45 0 <5 BN X < i T R g DX B B ik T R I I E o B A E R AT R A &
AN Al DR 7 2B R T RESR R o MR NE AT (K0 A P R A, P A XS 43 2 F) ™ R BT E B TR 2 X
B R AL o T NGE B AT M A, ARIEASIE G IBB H b, 4562 e 50 Priz  efh T
FAFIEE I R 2 RS TR B8, H AR, 0 ARG 453 2% O BR L AAR L B S R L
SIS L SR A A RS HEAT B A ENIPPAG, FIER AR R, R KU P £ TR AV A

s

6.4.13.2 5 FI R

15 FI RS 4R 2k A2 H I AR A2 G0 PR BAT S A TUE, B G I IE R 2 AT A
HIELY . FEL AT BIHIA RO, SFBEE ST R 22 AR -

AR < ) e < BENAEAE 5 BN 58 G 0 T I BRI BEAT 1 7870 O PPAf o AT HIARAT 473K
FFIAE AT G I8 N BT, B S 8RATAE O R E - RS AN EE R . A FERAESE 5 B
BEAT (K152 5 35 LA r [ IE 25 60 10 45 S PR BT A W) A58 5 o 7 58 B UE S5 S ORI B, 1 24 KUK
ATREVEAR /N AEARAT 18] RV 7 S 8R4 58 5 BT 2900 58 5 o8 -0 AT05 FH VRAS T 0 IR 23 22 #1077 20k 47 R
1l AFZE I AE B2 045 FH XU <

AREE G I HE G BN TS S SRR, I S B A S S A R I HIE SR K
AT NI F AR, i o B 8 A2 FE R

T 2023 4F 6 H 30 H, AREESTLAFHE (2022 4 12 7 31 H: 7).

6.4.13.3 Gish XK

TNV RS, 2 48 B R JEAT 5 B Rl 57T 5C 1) S5 IN 8 B B B BRI XU . AR TR iR Bk
DR — 77 TSR E T 3 < 3 B0RE A N P BB I SR (e LR R 8, 55— J7 IR TR B A
JIT AR PRI AZ iy T 2 ANV R T SR P 28 SO0 PR ol ] 43¢ 9% 4 o T TGV 7 11 3 Y IR 2 s (R 1 400 T A
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BN AZIL .

BT LA L [ B3 < RO A AR, A 58 <5 10 258 < A BN 1 S AR s < ) R U B [ A7 2 1 A7
IR MR ANER R, IRFrHEE S BRR A G PR BG5S 2 MHILED . AR SRk & B
NAERE S APt 1 BB I 26, L EAE AR 1 DL B2 m] FE R A BT 3, 2] RO T80
B e A 2t R PR IRL BN I RS, A R PR B e AR 2

T 2023 5 6 F 30 H, AKEG AR 2 E e 0 6 & 2020 2 H 08— H BOA HAS
TR, A S AaHE (55 JolE 2 H HATHE, ISR AR AR R I B & 23]
WPLEHE.
6.4.13.3.1 REY AR ESAH AT KRR K 21T

AHe B ) AR SIS P R AL I (ISR R B G Is R E BINE)
(DI FEHIT I E TR B S G s P XS B B E ) SR ) RO AN S e AL 5 B8 I sh 1%
DS HEAT B B, 8 I ST A RS B BT I A A S AR P R AR L JUIE S R R4 B
Foft LA DA B 465 JEL I 18] A A2 L BE 0 B R S 4R bR S8 S VE S b b AT 4 SR X M DU A 73 A

AIE BT T — K AT RAT IESR A R & 5 AR 10%, HAREG S5 HAREEMN
R T HNEH N HAR IR — 2 7 RATIIEZR A ZIESR K 10%, Ak g5 hA
R E B NG BN AT BRI R A — K LA mURAT W tE B AR 1%
W AF UEEBEER 15% AdkgShARENEEEHRENERPEMERASRHA X ETR
A RAT AT UE R SE, AR 2 b T F R B 30% (58 A A SR Bk A U HEATIE
FFBR AT IR e e BEIE I 2 D€ BURFIR IR B4 5 A 32 3 ELAIBR )

AIEE TR PRI AEUE SR A S i LT, HRIR AT ARAT R L 358 5, 8 03 B & B0 I
B 2 PR RE H LSS IURE 6. 4. 120 BhAh, AT G nd i Sz B 4l 7= 75 50
NI SRR ER R, H ER— BAE I I SR ORI A SUE . A& T3
B TR BIESZ PR BT A TR & T S 2 e B 1K 15%. T 2023 42 6 H 30 H, Ak
FEA IR AIE 32 PR BT AN R o5 2 e B3 P A L A5 0. 2%

ARG LG B NRE HOW B G20 & B8 = rp 7 AN AR H AT AR 7 Y m] AR BN AT W VT
SIS, B0/ H AR @ LR S AR 7 AR H AR B 7 A AR AN . T 2023
6 H 30 H, ARFEGHAG T 7/ LAE H n AR B 7™ (10 K T AN (L I 2 A A PR 24 34 B2 ] < 0

RIS, A G 2 iy PN S 5 B 70 P30 e 5 5 (M BT H 552 B x T IOER P R s 1
32 SR K AZ Ty 3 T I 55 R0 A=AT RE 7 AT KT 35 BEAT 6 B0 R HR I A 5 7™ A B HE N 2
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AR IS AN R FRIAE 5y b T St 58 5 0 8 A8 BT EAT Bl A A A S50 4 it ™ M A BEAR ik N T3 [m] DY 52 5
ALBIVE RSN A Sy 06 F- KBz o BEAh, NI e )k 8 T NS ST 1 300 ] Y 5 5 Jor A ot 5 BB
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AZ Gy, TS A i ) 0 S EEOR [R) 240 5 R AR B Y Bl fR e — B

6.4.13.4 HiHRAK
T 37 RS 2 416 35 < P 45 g TR 80 2 SR 0B BRI g I B2 IR e A T 7 45 R A% PR R O A2 3
111 A AL A AR, AT R« A RS AN A A7 A XU

6.4.13.4.1 FIR R

IR SN (= ot I SN< /A o B N S == ey B 7 e s P e ot s s o g
ORI 4 i T L AR 1 T T 3R 2R BT S B o B R BRI XU, R s AR SR S TR
I THT BTS2 18] 45 AR R 117 3 ) 28 BT 58 1 IR0 AR SR <8 52 ) PR XS o

AR 4 1 2 5 N S SO AR R 4 THI I 1) ) R s M B kAT g, I dd TR B R B A S
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AT FFAT SRR Rh B Mg AN TR, PIAR IR G N e 22 8 3h (1 3L

SIMEARAR KR _EMST TR 28 . AR SRR BRI REUSM 55 7= F EONERAT A 455
TS RIE 455
6.4.13.4.1.1 FIF X 0
A NRMoT
A IR
1AL 1-5 5L it e a7
2023 4 6 F 30 H FEULW o FELL ATt &1t
s
Trmet 4 26, 147, 255. 87 s - | 26,147, 255. 87
CERT R A4 1, 032, 986. 22 - - - 1,032, 986. 22
15 B RES 218, 792. 89 - - - 218, 792. 89
M AR e - - - 194, 393, 518. 58194, 393, 518. 58
W7 WAL 7 2 - - - 5,226,838.10[ 5,226, 838. 10
I AT B 2 - - 5,621. 18 5,621. 18
T it 27, 399, 034. 98 - 199, 625, 977. 86/227, 025, 012. 84
5t
A T2 [ 3 - 246,533. 71| 246, 533. 77
AT NS - - 282,857.92] 282, 857. 92
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AT B s - - 47,143.01 47,143.01
HoAt A7 5 : - - 1,099,938.79 1,099, 938. 79
Tt s - - 1,676,473.49 1,676, 473. 49

T R UK B B 27, 399, 034. 98 - - 197, 949, 504. 37[225, 348, 539. 35
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2022 % 12 A 31 A 1R =5 %& 54Dk AitE A
A0hs
st 4 24, 049, 547. 52 . . - 24,049, 547. 52
i = D 2,812, 148. 25 . . - 2,812, 148. 25
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X 5y 1 4 Rl gt 7 . - -| 199, 787, 737. 19199, 787, 737. 19
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JEYAT R g 3 s - - 8, 269. 62 8, 269. 62
W A 27, 153, 278. 11 - - 213,861, 616. 57241, 014, 894. 68

1 fiit
T A 82 [B] 3¢ : - - 11.27 11.27
AT N R : - s 311,292.78 311, 292.78

NEATHEE B : . . 51,882. 12 51, 882. 12
oA A7 53 s - - 1,660, 688.85 1,660, 688. 85
it it 8 . - 2,023,875.02 2,023,875.02

)RR B D 27,153, 278. 11 - -| 211,837, 741. 55238, 991, 019. 66

TE: RPN ASE G B KGRI UME,  FFH2 IS 2000E 1R 25 508 E fr B 2080 H s
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6.4.13.4.3 FABMHE XK
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FLA A A RS ARIE T B NMIE SR RAT A8 B S & E IS DL BRI FH TR 20, ] BERVR THEZR 17 %
AR B) IFEI o
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W2 GHBAT A H AL IA TS A, 8 W4T . WU B BeR .
Dby UEZF A EACT SRR T, 2 B, SLmmidn = R385 i FH X
B A RS, RGN ShAS R B I SR EBCE . iR e = KRBT B L], DI T
RGERI.
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[ 5%-100%, HHIBGIE 5 F G5 A1) 0-3%, RS 5 H H AL AR W Bt & 20 TR M=
GRIEE )R, DRAFELE i B H A2 — 4 DL B BUR 127 0 EE1 A o AMIR T 2R B 71 E 1 5%,
Hp e MR H &M a. AR REE. MRHBEEHRSE. REeS 5N S, NTETE
R ML G 15 (R 24058 M58 BR A1) - 8 <7 A SR 525 5 PRIk 5 R o R, AR TR i <
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BLAE VaR (Value at Risk) $RFRSEAI AT G 100 7B AE A% RS, RN ] SE o] RURS: 1E 4T B
A il o

R

6.4.13.4.3.1 FH A4k XU Hc
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ENEN RAEEER
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30 H ) 31 H )
L. JP 300 #5880 Tt 5% 10, 184, 882. 99 10, 000, 905. 82
2. PR 300 FRET F% 5% -10, 184, 882. 99 -10, 000, 905. 82
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6.4.14.1 &R TR A RIHMETHRRITTE
ARMEITEGRERZER, XA e v BB AR 5 B 25 SR A T 1 i
RJE IR SE -
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