EHZIRREAEER G ERA A
IEFREE S (LOF)

2023 58 3 2

RS

2023 49 H 30 H

HEEFHAN: BEFZRELSEHFGRAF
HEFTEEN: | RBITROBRAF
WEIXHHE: 2023410 H 25 H



[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

§1 EERR

HE G NI HE S 2 SR S ORIE AR P SR A E R BC R IER IR B
BRI, RN IR A S L R R S R P AR AN ] B BT

HEFE N KBTI A RA FRE AR S S FRME, T 2023 4 10 7 24 H
ST AR IS HRRR . P ER IR R A AR E TN, RIEEZNBEAME
RERCE R TR IR ORI .

B GBI ARGE LAWSEAE T B 53 0 SR N B R e B 4 0, (HANIRIIE S
G—EHF.

BRSO ARE AR R I . BT R, B0 A BB Y sk a b
AT 20 B S AR 3 4 A S U0 1
ARG I 55 SRR E O
AHEIAE 2023 4£ 07 H 01 Higz 09 A 30 Hik.

Ny

§ 2 HE&=MME

AL [l 5 2 R SRS ARG e IR A (LOF)

Iy N TR & A5 A% LOF

R4 ERY 168002

R Y (N TR I (LOF)

ReERAEMH 2017 £ 9 H 27 H

5 AL S U E | 110, 800, 605. 77 £

ot Hbw RIEG NG IR Z PRV IRNS, 7o P24 AR F T 37 T I R IR L2
775 9 G 0y AT N A3 L 45 L e SR v [ 5 % [ 4

P g 1. 7= B R

ARG I B 7 G B SR K E I R BN E R R I B AT A AL
Mg &, MRARZTHE S FON B It R TSR RER, 3 5E AN FRIBT B
FHEFRTHRE. fide. My LR AR T RG], 43k
T B B IR IR e HE1H

2 PRI

ARH G IR B E BRI TR P SRR . ARk e RE i 4
HRAEF R PRAEAT WP A a0 B R A A B R R . 7R
P b, SR IE AR R 5 0 M R G i A, e BAy
BREMERATILBES, MR A . ARSIy, g ME )
B, FFEEG RN RAT 70 M S O AT 7T, fem dad A ) I ) b
BAGE M, AITRIE HABLEIRPIRE Sy AR M SR, s
FARHPE . ARNEHEER ETTAA.

WS A HE YR 300 PR H X 50%+ LR (A FEH0kE 2 X 50%
JRUBS A it A AT G IR A IS, KOG A T RS T IR i g G fids

#2311l




[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

ML, RTBCER S, 8 TR R P b i/ XU o

REEEHA [H 7 2RI e B AR AR
e EA | ORBAT A ATBR 23 7]

§ 3 EEMFIIIMESIHERI

3.1 EEMEIR

. NRHIT

BRIV BRI

AR (202347 A 1 H-2023 49 H 30 H)

L AHIE S

&

-11, 430, 145. 92

2. AR

-20, 289, 015. 62

3. VBT 35 5k 4 BUAS J A

-0. 1778

A AR B HE

175, 783, 052. 78

b. WIARE G BTHE

1. 5865

T AW O SRR fR R e A A BN . sl

THBRARR SR AR AT ARG A Cse il e in_EA A 2 Se i (B A2 S e
Mo Ak e A NS R L S E DN 7 B A R R T P AN A VB S a A NI M TR 6t W N 3

HAtfe N A2 S A sl e

KT

3.2 HEHERN

3. 2. 1 S MBUHEN K R K H 5 RS B 5 i s 2R 1 B8t

e @ﬁm&$®@ﬁ%&$ﬁﬂﬁ%ﬁﬁ§w%wﬁﬁﬁw D—6 O0—@
" HZQ HRZEERO | R UEED

THE=AH -9, 88% 1. 74% ~1. 94% 0. 45% ~7.94% 1. 29%
LEANH -14. 89% 1. 86% —4. 00% 0. 43% -10. 89% 1. 43%
ot E—4E -23. 75% 1. 57% —0. 92% 0. 49% —22. 83% 1. 08%
TE=5F -23. 75% 1. 76% ~7.22% 0. 56% -16. 53% 1. 20%
B i 71. 99% 1. 68% 9. 96% 0. 62% 62. 03% 1. 06%
HEe45F

Eﬂj&izggfgﬁi 66. 40% 1.53% 5. 58% 0. 61% 60. 82% 0. 92%
3 4

3.2.2 HEE A FEMRES RTHFMEM K EED) L5 F LS Rl
RBFHILER

p=i
H
b=l




[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

E] -2 PR L og P R SRS (LOF ) St 1o = 3 5 5] 3 dle #57 HC A 38 SR M 2R J B 5 L 5k
-k HCE)

210. 00% M
180. 00% I mﬂ
150. 00% }Wﬂ I A M
120. 00% Mp/v N m\‘yf ‘\m\v\
90. 00% fd' M |
h
60. 00% 4[ U
30. 00% AR
.u WMNM’FWM%
0. 00% W%M
& 8 2 53 5 & 2 - 3 8 R85 &2 - 8 8 8
$ s 8% &3 3 ¢ I 5 - g5 28 s g 8 o3
T @2 @ 2 2 e & & g 9 9 5 55 3§ 88 8 8
(=) (=) (=] (=] (=] (=] (=) (=) (=) (=] (=] (=) (=] (=) (=) (=] (=] (=] (=]
o o o4 o4 o o o o o4 o4 o4 o o o o o4 o4 o4 o o
|—ESZREREEES (L0F) BihsMilks: —ESFLRERBERS (L0F) Rinlgt e

LA

R HIE 6 S H ARG IR T A& LU BT &

>

W AEESEEEFANE RN 2017 £ 09 A 27 H, #RARSWESARME, AXE4F
B[R] 6 TR T BB AR B IR A R A SR 405

AFE IS AN 2 TS P L B BT & 2 B RI205E . s HIWDN 2017 4 09 A 27 H % 2023
09 30 H.

3. 3 HAhtz
Tco

§4 BHEAME

4.1 RELE (RESEFEPNA) 6N

w4

B

EAEEREEZ IR

FEER H 3]

AT H Y

EZR MO

R

Wi

BN e

B E

B
B> B

20174E 9 H 27
H

14 4

LT A, 25 RRVE 4 A2 BT I CCRAD
WAL B BRAT s M T RIS
NG R A PR A R — R0, AT
[ 77 22 (e B RV T B R A B IR SR
Fb. B2 RRRIBR A AR I
&\ 1B 55 22 OR SRR 18 R TS TG B TR A BUIE
FRRFESE (LOF) | EE2 R 5
SEWATF HOR A ANE R B 4 B 2 AR
BHEAFTRARIERBR RS (LOP) |
[ A 2 R AR 6 A H R VR & BLIE SR
B S | AR R TR A BLIE S 4t
54 B AR 6 N HRE R A R
UEF 3T 5L 4 B 2 R =R

=
ps
—_
ot

=




[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

R BUEFR R I« B 2 RIRBR 2 5F
RETIEF R R ik e,

AR HHOEEE S R . IR ML) SCEMATIE P2 GIEZR A R B B
) A RRLE -

4.2 B ARG HA A AR SEE MM T E 1503

AN, AIEGEHNARIET QEFRREESE) « (EH 2RI IL R
W R A MR B e (LOF) g F) MMM DA E , AE W
SR BV ST SR N BEAS VR A e B, AR AR A XU (1 2 il B, DAkt
WA NERE A . AN, AESBIEEGEGIN, AMEAEE R E FA
15 Bk e 0 AU AT A 2 (AT

4.3 AR HEF U

4. 3. 1 A3 5 il B AT L

WA AN, AESEENHPAT T GEFRREESE AT AT 56 EE ST
B A FEIE R AT BRI . AR, AEAEIF R E A 2 A AT
AT N

4.3.2 REZHT AT TUL

A A, AT G R A AR H N I G AR R A AT N BA
AT R HEZ 505 5 P~ T 560 7] H S 18 38 5 BRACHUD [ HLIA A8 by Bk i
LS 2 H RS E K 5% TS I o

4. 4 T AN ZE S HH B RIS RIE /R

2023 FE =TT EAR R R, YR 300 Nk 4%, BNMVARTE T2 9. 5%, MATkEh
WE, WH—gAm AR SR, Bk A ERIERAT Rk 1. 5%, ik
Fo AT, THENUAEAS BRI 10%, ATVEKER A0, AT R KSR
SATEAT AT, T BRAT L 32 B2 TMT FHT REVR

FAIEA MGG G5 O B BE R SINER), KRG T B RIse . o
TOUSA G5 A S AN 55 TGS IS = AN B, R 2 ek e k. 5 F i Ak & 102 W
SUTRPAERWIETS, WA — B ES, (A 7 HIKIFIR, BORTE LA
REZVFARERTTHERTT, 8 A IHihE 2 WM A TR bRZ T S SEUR A
TER . FIWT 4T BRI S, MEEWSR CRTBERIER, MBS 5 LB R Lk

5T 3 11



[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

K1, BURME I R N R bt B e IO, ARBILNAE 5 B W] S 4 AT K 45 )
R E T o SHTYR 300 ANENMV IR TR T 2020 FHIHIMRA, AR VONEBR T
B ARG B U A 70 87 1], AR MER A KA 2 = L=

AT RS FERRNMBE Ay, WA G AT RARRBCE KT . AT 15775 GPU
AR SN i, AR S GPT B RFERIAAX, N i M S g, (2 A B AT
WRBENR R 3 A, 8AE  ARBAITH RN FE AT = kiR 70 7500 34. 6%,
20. 5% 12. 6%, Bkt VRGN B . £S5 AT REE T RN, SN T 1m K
N AT e bFHIkss, WAL AT SRS AE =40 I R Ik 51

MOAT SEF, B BEIR A NTEHL A NTEAERON AT Sl e KN 75, AR
BRI TT o AN G B o e % 1T, DR BRI AEAESE T

4.5 WER AN ES LSRN
BEARRE W RAIL ST 1.5865 J6; A2 AR S (4 a K- 2 K
-9. 88%, VG R HEU 2R R -1, 94%.

4.6 MEMARSTH ANBBRES T ERE Y
Teo

§5 BBEHAME

5. 1 REMRESRAGHER

75 it H & ) of 2 4 S B R L A8 (%)
1| Bt 161, 400, 166. 58 91. 45
Hrp: IS 161, 400, 166. 58 91. 45
ReH % - -

] 7 WA 7 4% 7% 11, 088, 331. 51 6. 28
Her: iz 11, 088, 331. 51 6. 28

TP SCRRIE SR - -

4 | REEET - -
SRbATAE AR - -
SN IR 4 % - -
Horbre S R 1 SN GR fl F - -
WATHHA G E &M &6 3, 489, 900. 83 1.98

HoAt 5577 503, 914. 67 0.29
At 176, 482, 313. 59 100. 00

5.2 MEHIREAT WA RMBER R A S

6T 3 117



[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

5. 2. | MEMRBATI A KPR ARERRAE

g AT M) ARME GO o J 4 0 B AT (%)
PN VN 7 NN N 4 - -
B R - -
C [|Hli&k 123, 806, 589. 64 70. 43
D |1 BT BRR OKAE PR REE R 33, 563. 97 0. 02
E @l 2,337.74 0. 00
F R REE 5, 256, 065. 38 2.99
G pridEiEk. g hENL - -
H o |[fEmEmEDol - -
I (& EAER. BARAE BRI 14, 490, 087. 39 8. 24
T |[ERil - -
K ik = -
L [FEGEFIR 55 AR5l 10, 010, 000. 00 5.69
M BRI TR AR R S5 - -
N KRS IREERTA i 2 - -
0 |BERMRE. BRI HANARS - -
P B - -
Q | DAEMMSTAE 11, 642. 46 0.01
R Ui, EMGR 7, 789, 880. 00, 4.43
S |Bh 5 -

&t 161, 400, 166. 58 91. 82

5. 2. 2 MEHIRIAT WA KRB E R R ERBTAHE
AL S AR AR R A A 2 .

5. 3 MEPIRIZA AME HE ST = 1#E LB KD HEFF R AT+ IR B B 4

F5 | BREMRL | BELK  ([HE (B | ARMME 0o |[HERERFEERS] (B
1 300394 RZIEE 180, 000 17, 100, 000. 00 9.73
2 600498 e QUL 800, 000 15, 640, 000. 00 8.90
3 300308 R A 130, 000 15, 054, 000. 00 8. 56
4 300502 5 % 300, 000 13, 800, 000. 00 7.85
5 688498 AR 52, 925 11, 656, 731. 25 6. 63
6 300679 HEH A 300, 000 10, 662, 000. 00 6.07
7 603138 A 532, 200 10, 058, 580. 00 5. 72
8 002027 PPN 1, 400, 000 10, 010, 000. 00 5. 69
9 603596 (kR 121, 000 8, 893, 500. 00 5. 06
10 601138 Tk & Bk 430, 000 8,471, 000. 00 4. 82

5. 4 MERE G A RN GEFR R A S

| k5

157 il

| ARME Go)

| HHEEHPBEES] (%) |

BT 11




[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

1 [ X 5155 11, 088, 331. 51 6. 31

RATE - -

w | DN

el fir - -

Horb: BORME &6 - -

Ak iz - -

Al e Rk Bt 5 - -

B - -

AR (RIS BD - -

A7 - E

O |0 [ || O1 |

oA - -

10 it 11, 088, 331. 51 6. 31

5. 5 MEHARIE A A G2 & T 13#E Lo K/ HERF BT 142 Bior 3R BA 40

s | s | Bimak ([HBE GK | ARNE Go | SESEEERE G

1 019703 23 [Efit 10 110, 000 11, 088, 331. 51 6. 31

5. 6 MEWARIE A RMME G2 & F ™ 1#E LLFIR/NHEFF I RT 44 B P SCRRESR IR R
Gk
AT AT IR ARFFA B SRR -

5. T MEWIRIE A RMME G E S #E LLFI R/ D HEFRRT LA BB B
RIEEAMEHRRFFH TR .

5. 8 T HIRIZ A FMHE o & B3 E L RN HREF B T 48 AGIE B 3 B 40
AFEEAME WARRFFABGIE

5.9 MEMIRFEETR R KIBIEHI B 5 1B 0L it
AT AR T AR AR AT B 02

5. 10 5 HIR A2 S F 19 B GO 532 5 1% 0L v B
AT G AR R I E U

5. 11 |EHSHREME

5.11. 1 AR ESBRHIBT HZIEF R RAT EARABRE WA RE R I TVLRFEE, =
R E | H i —FAZBATTED LTRHER

AN G BRI A UETR AT BT, IRt EEE BRI 0 IR 2w AR
G ] 1 AT — 52 P 52 3 [RIIE S B B O S BELIR R HLR R AR T s R RO B4y
A7 PR 2 FIE AR G ) AT — SR P9 8 2 21 rh BN RERAT 20 STAT AR T

o8 I 11



[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

AR gt BIR EMORAT MAHSRUE TR BB R 7 15 5 M R L A R e
FIRER . Bk EIRTEARSS, AL EHB A HA AT+ 4 RS (0 54T EARAR A

ISR, SR R F TR R B ATFI I, AT,

5.11. 2 ZEHWF M +L2 BERTE N EE S FAME N £EBEE

G BTIAT AR, B SRR e R RUE R e B SR AR SR

5. 11. 3 FAMTE = i

5 R £ o)

)
d

A HRIE S

489, 513. 46

O CIE S K

YR

RS

2 K

14, 401. 21

Hopth SYSCEK

FriER

HoAth

Ol |~N|lo|lo s |w |~

fif

503, 914. 67

5. 11. 4 MFHRKER BIAL T ¥ B i mT B e £t 27 B 40
AIE AR IR AR I I T H B R ] e iz

5. 11. 5 ] HIR AT 144 IR TP AL Tl 52 PR 1B AL ) 1 A
AN H o AR T JIAR I 44 BB SR R AN AR B PR BT L o

5. 11. 6 BT A SR & MHER HARSCF B H 2
BT DU IR, 2 T2 A5 & 1T 8] ] BEAAAE R 2

§ 6 FBAESHHRF)

LS DANG)

T YIS < L 0

115, 795, 179. 59

e ST 1] 2 <5 5 FR ) 43 80

4, 438, 079. 08

el T30 1 2 < R 40

9, 432, 652. 90

75 S () 2 e R AL sh i . (B DA« 181D

e ST, < 1 A A

110, 800, 605. 77

VE: R TP J i PR 0 A 21 M P BB RN A N AR B0, i < G [ 73 00 25 T Rt 43 0

$7 ZEBEANCHEARERRAESEIL

Foom 311



[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

7.1 R&EBAFH AR SHHERNIER

AL
i 35 W BRI 4 1 3,499, 719. 97
ik 35 S 1) SN/ FR I A7 T -
i 5 ST HA [R5z /T2 [R] 47 i 3,499, 719. 97
i 35 WA BN R (A2 4 1 4 -
i 35 W AR R A AR B S0 A0 B S a Atk il o) -
1.2 BE&EHBEANCHBEERERBELARESR 5 WA
e L5 A2 5 H LHWHUR) | XHEMOL) | EHHRE®%
1 T2 [m] 2023-08-29 3,499, 719.97|  5,427,015.76 -
At 3,499, 719.97|  5,427,015.76

§8 M HE RPN MEERFR

8. 1 EMIN R —RHEHFEES O AL BT 2055915 5L
Teo

8. 2 MR B & R MM ERE R
Teo

§9 BRAEAXHEF

9.1 RENXMHHEF

9. 1.1 v [ VIE M o kvt ] 7 22 (R ARGk R VS TIC B VR B R IE SR 4R R R SR AR I
A

9.1.2 (A ZIRFRIEAGIE R G E R A BOEFHR 0 4E (LOF) EEATH)

9.1.3 (EH RIS L R EE RS AR RIS (LOP) FEETI

9.1.4 HEEEI SRR B

9.1.5 R HIP [E 7 2 R FENE K ik R VA G B IR A BUIE S B 54 (LOP) 7EfR &
IR b P B 1 5 T

9.1.6 I I 2 BRI FoAth SO

9. 2 FERHN &
[E 75 22 AR FL & HA IR AT, Huhl : 65T PG I8 X 4 fl KA 28 5 B B 28 76 45 P 2
S E

o100 3L 110




[ 5 2R SR G RS e VRS (LOF) 2023 4E45 3 Ry

9.3 HEEHFR
9.3.1 EDIFIA) A BA LA A G 2 Al
9.3.2 BRI AW A R HE 4 AR OGS B www. gsfunds. com. cn
9.3.3 IRITARF R IRSHIGENR: 4009-258-258

EFZRESEHEGRAF
2023 #£ 10 H 25 H

Fo11ol R 1w



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.2.1 基金份额净值增长率及其与同期业绩比较基准收益率的比较
	3.2.2 自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.3.1 公平交易制度的执行情况
	4.3.2 异常交易行为的专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.2.1 报告期末按行业分类的境内股票投资组合
	5.2.2 报告期末按行业分类的港股通投资股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注
	5.11.1 本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、处罚的情形
	5.11.2 基金投资的前十名股票是否超出基金合同规定的备选股票库
	5.11.3 其他资产构成
	5.11.4 报告期末持有的处于转股期的可转换债券明细
	5.11.5 报告期末前十名股票中存在流通受限情况的说明
	5.11.6 投资组合报告附注的其他文字描述部分

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


