&= E U A RSO R B R

0 S EEEAFERE

2023 £ 12 A 31 H

s

B

S
g
m
s

B EESE A RA A

Hh [ 2 R AT A AT R 2 ]

o
b
EE
I
&

2024 7F£ 01 A 22 H



§1 EHERSR

ORI, AR RIS AR PR e T AR A

FEIEE N E@ZBARIT R AR A AREARE- SR E, T 2024 4
1 A 18 HER T ARG M &STabs. MERIMFARZTHEMEENE, R
WER RN ENAAEREACE R IR Rl 5.

I A PR 2w AR LARCSEAE L SR B ) S 08 B R 3 P 2
e, HARIERE S — e B Al

SN G IF AR AR R I . A KK, BEEEE R TR

HIT A4 5 55 A s <3 ) 40 B 0 B 15

AR W 55 BERER 22 W T

AfERAE 2023 410 A 1 Hi2 £ 2023 4 12 A 31 Hik.




§2 BE&EFEHEBMR
2.1 EEEABEMN
FE 4 TR & ERIEARE P AR 5
N TETRR R E LOF
AL 161030
B S (TR LZIRITF IR
HEeAFAENH 2015 4 06 J 25 H

e IR 2 & WL
il

204, 587, 842. 65 1y

et Hx

AT R PR A BB s, S ER AR R B e 5. 1E
IEEWIHTEOLR, ARG R ER KR 5 LS bR e
V) 57 R Al 28 P2 B R A FR1)E 0. 35% LAY, S ERIER 1R 22
FERILE AL

%
N
o
5

A g EEOR M e e B AT 85, KAt E E R BT
B F IS E B9 RS R AN AZ 5 AR, 42 [ R I AE
HUE A 8 77 b i B A 2 HL A E R A A R SR P B A
&, LG RER IR A PR B R, FARYE R Y
TREUR A I S HALE R A B T REAT A R 2 . AT 77 ks
e (I IR 55 b BT L A T 2 1) 1Y H 350 R i 2 P2 248
SHEFSHILE 0. 35%LAA, FIREFRZHIE 4%LAN . AH4
RIBE 7 L B ARS « BER B A S AL IR B s |
FFPCUE RS « ERATAE T RSB RNS 2 5 RRLIE TR H Ak
55 SRS VR WAL H AT

95% X HHAIE A E 7 b 5 B0 2 23 4 5% X ARAT A IS T H A7 K

LR \
SRR HI% CBUR)
4 ol I 4, AR O B B

NN SRS EEGAT
Ty o SR T 8 B TR A

BREEMES |
gﬁﬂﬁ SIS | b e S A | B B A A C

AN =N P
gﬁﬂﬁ%i%w@ e Lor B
FRAAE SRS
R 161030 013278
0 WK R IR o Ok

< A 4 LS A

146, 363, 961. 93 1y 58, 223, 880. 72 fi1




§3 FEMESEBEFNESHEERER
3.1 EEMEHER
A, NRMIT
AR (2023 4810 A 01 H-2023 4£ 12 A 31
R _ H)
B3V EE =Y - - T - =
B 5% i SRR G AR | B AR A e
A C
1. AW CL el s -1, 826, 492. 43 ~701, 264. 14
2. A AR -6, 125, 529. 88 -2, 731, 361. 82
3. B35 56 4 4 A AR B -0. 0415 -0. 0495
4. IR BB P 1l 127, 689, 740. 18 50, 626, 620. 58
5. WA B & 0 A 0. 872 0. 870

T BRI TR AR NN 5 2 e 1S T2 (plan, JH8ek
< (1) R B [P] % L e BB, TH N B i SE BRI s AT AR T P 81 B

A O SE I A5 2 A AR« Feptiieas

HAHN (A& 2 fe a2 30

Yoo ) FHERAH IR B Y AIE P ORAE 45125 (R R, AR Dy A 3 2 se e in |

A2 S E AL B2 o

32 HEHEHERIA

3.2.1 EEHBUFENE KR KIS FHNLST B AR a8 2R i LR

(1) EEPEAEELHESS A

iy | PRI TSR | LSRR
B B 2(D EinEE | HifElkE | BlREERE | O | ©-@
&) OB =@
gFE=ANH -4. 39% 1. 64% ~4. 65% 1. 65% 0. 26% -0.01%
&5 H -22. 28% 1. 55% -23.21% 1.57% 0. 93% -0. 02%
o —4F 16. 58% 1. 79% 15. 13% 1.81% 1. 45% -0. 02%
it =R -10. 56% 1. 67% -15. 66% 1. 69% 5. 10% -0. 02%
i HAE 48. 86% 1. 72% 33.21% 1. 75% 15. 65% -0. 03%
iifﬁ;z; -40. 73% 1. 82% -62. 36% 1. 86% 21. 63% -0. 04%
(2) EEFIEHELFEE C
sy | PIHE BRI
I B | FEMEE | EELE | RlGEEE | 09 | ©-@
@ E4E) =@
HE=4H —4. 40% 1. 64% —4. 65% 1. 65% 0. 25% -0.01%




T8 H -22. 32% 1. 55% -23. 21% 1.57% 0. 89% -0. 02%

o —5 16. 47% 1. 79% 15. 13% 1.81% 1. 34% -0. 02%

SE 50821

ERHER 0. 35% 1. 75% -2.11% 1.77% 2. 46% -0. 02%
é\

322 BESEFAEMURESRIHFEHKREZ LIS RS R
e 25 ZR AR E) B LR

(1) HEEEFREMCRE B 7L A 2 RTHHER KR A28 K&
F 55 RV 45 b s v WA 2 2 AR Bl ) B

10.00%
5.00%
0.00%
5.00%

10.00%

15.00%

20.00%

25.00% ‘

30.00%

35.00%

40.00%

45.00%

50.00%

55.00%

60.00%

65.00%

70.00%

75.00%

N

{’p‘ W LM*HMM
\

s

"
:

N
i

v

o

M

\\M.Mf \Wf\"“\w

M

fl

M’“/“(

A

\
\W

2016-01-01  2017-01-01

2018-01-01 2019-01-01
— & B PO R E kR A

A L Uk 2023 4F 12 A 31 He
2 AHELT 20154 6 H 256 Hilor, @AM 6 /NH, M20154 6 H 25 Higs
2015 4F 12 H 24 H, @GSN & 0058 ™ Be & LB R & 5 e a RIZ405E .«

(2) HEEEFREZLKE B bR E e C Fe Rt EH KRS &
o5 R Y i b A v IS 2 26 A8 Bl ) LR

2020-01-01  2021-01-01

e HiE

2022-01-01  2023-01-01



40.00%
35.00%
30.00% i
25.00%
20.00% ‘ {
15.00% I

\ J
10.00% |

'Y A

5.00% f a I
0.00% - AL I, Y |
-5.00% A !
10.00%
-15.00% : A"

20.00% WA

-25.00%

2021-09-01 2021-12-01 2022:03-01 2022-06-01 2022-09-01 2022:12:01 2023-03-01 2023-06-01 2023-09-01 2023-12.01
— & B P A E Pl iR C — LAt HE

e 1. #uEHBN 2023 4F 12 A 31 H.
2. AF4H 2021 F 8 H 17 HEEMIN C K%, HICHIRT2SePrEg T4 .



§4 EBHEAMRE

4.1 HEEEHE (HEESEELHE/PAH) FiN

EAREERESLHYIR | E%F

4 HR 4% - Mok i
{FER H 24T H
R
gk | ARSI | 2015-08-11 — 17 | Wik, AR LIERR T EES
FREZ WA AR A A o rm; H
FH 2015 % 3 AMANE EEEEH

HIRAT, TATEHEEZ IR

., gEEeLH, BT
R A B, TR
B B AL BB R A B B A
B ERESZ, H 2015
06 H AR S B k% o
HOWUE 43 B 4 (B [
UEZE LR H oy IEI7 $ B ik

&) HELH; [ 2015 4F 06

HRAT & B e R se iR E e
HORE SR Bt k4 (B [
UEHT REVEVR AR B JOIE I 42
YIS HELH, H 2015 F
08 H AT & B FiE Tk 4. 0 48
HORE SR Bt 4 (B [
IR 4. 0 48800 JAIE TR 4R
He4) HE2M; H 2015 4 08
AR T E B e E e 5
RS 4 5 4 (5 [ e
H LR o POk IR 1 B

I3




&) B4 H; H 2016 4 02
AT s B sevR e fa A
IEH TS (LOF) #4%
B H 2017 4F 11 ARMEEE
HE BRI FE BRI S 4R R 4
(5 e B e R 48 253 i
FHTES) REBH; H

2020 4 04 H AT B PR
1758 5 BT I AR BOE SR 4
EeREsM; H 2020 4 12
AT & [ AR Al 3 S 5
RUFF I B 5 15 5 3 4 3
&4, H 2020 £ 12 A&iE
= E R AR R R 5
TS B S5 4% 18 B 4 4
ZH; H 2021 4F 06 HifT &
] A E BRI A2 5 B Tl
TRHOIE S R T I G FE 4 3

H 2021 4 08 H & AT & E HiiE
Oy b2 5 BT AR H0E
FREEESIEGAIE, B 2022
01 H A FE e 2
TR AL 5 R SR HOIE SR
B e EeZH; H 2022

01 H AR B AHES e
NV AE 5 B FF IR AR BOIE I3 #5% 5%
e RE AL SR 52

i, H 2022 4 06 HEEE H
HHAIE S B FEL 7 2RSS 5 BT

e

m g




AIRBOESR 0T A 4 R i AUk
BHRSHELT, H 2022 F

08 H AT & FE FhEAR Y 3 AT
SR TR BOE AR R A &
RS ESZ; H 2023

03 HEAE S kst

JI5E Gy TP TSR HOIE T 4 %
EeREAH,; H 2023 4 12
AT & [ SR B 138 5
RUFF RIE R 75 3 e 3 4 K
AP AL SZE, B
B DL #%

e 1. _ERAEIBH 9MRYE 2 7 D € FORSAE H Y, AR DR 3E 2 =)
SERIIES H I BRSSPI H RG-S R .

2+ IEF ML AP ERER & GEFRELENMEDS ., K. s
YNV YN INATIR e ISR EPS Ve

42 BEANREHATESEEERTEBRAYH

AR ], I HAT IR F RO E E bR E kR ORISR B R A
SHEBENR L (P NRIDIENEF SR RS« (PN RILAEE
FE)  CEEFIERE IR BRI B B e R A ) DU e R
ERLILE , AN WSS B S N B A P AR 5, DURAT RE DR
DR B KBS . 0 PRI g B 7 1Y) 22 A R R Ik 5 B KRR E Wi a9 H A,
G WA GG RIS R A AE «

4.3 NP GEIUH
4.3.1 AR GH BRRATIER

AT B B ARGEAIIEMEDR, 4i A LbriE i, #5E 7 WEH (A T35
EHINED » FHETFI— i3 I . — i8558 B MR I FE 73 A B R Bk
BB A H AT« LS SE SRS B, AT AR Frh . SR




il B B E B ERIRE . BRARR IR S LG A FRSEE BRI ¥
FERX P, FRFFSE G ML R AL FATIE R 2. 1 %
Yy, REARELRI TP A VRS, RERIBT # A% O 22 SO S iES7 2100 e 5
MR THATER; 2. g0y, M5 RGN EEIE . 55T K
FAUEH, WG 25X FARERR AT B sh . FHh i3 2
TR G RAR RIS SRR A 5 7 ) s e 4%, ARAT RT3 58 S e ik 1K 2
FOEPHL S, 1. K LSRG HIFE B R 5 58 REIAT N, ARGk ]
TAEEHE AR, AT MTRBRAL S, B 5 2 AR S~
AT BEn AL . 2. AR HE A RH S, XA BRI
F RIS 1Y, A AUBIE A ) RGURIAIS L R N ERR RS, BTt
R E B A G o Fa PP St 3 B IR AL 18] [F] — BB AR B B I3 52 & H
(IR A1 32 23 AU A1 A2 5 (5 BRPE 0 AT 0P A, ARASEISTa) & B R (1 H S 3 HS
5 H) MIZEE NP G o il &E . 1. @l AP A2 5 I 5 /it il R 4,
X R PAERE ) B AT AT 0 e vl i i o~ 5 e IR
B, JFE AT FERA S ORER BER. GFA) [H. A fhiE L
Lefrl— e BB ARG E M HITN, A RIEEZ 578, ARE HE
MU 0 B SRA O M S BEPE RS, IFHEILEOR B X IR E NI . 2.

LA G0 ik S G E 2R L MR R AHE Y, HEaBEHRK, 84

=

B TR, IRRAE, DA E . ARSI 2w T 2 ™A% I <7 2w
FRATAZ G B, AR LI S 2158 5 1l FE A L

432 REXZHITANERHH

AR IR K IRH AL AT o m N B BB E A S 5 ATt
se b Al B e 22 &y P2 T, $ii A AR & 5 A BB A & 2 TR B AsE
B> 1) BIL AT Gy BRI AR 57 24 H BSE & S% I o
4.4 REHESKEE KBAZIEDI T

10 A BRI 5 O URIMKEE, SIS, Misphnid F i, AREX
BUOR G JE et R R — i, 9 A SR uu v T, M s E 1SS
SURTAEYE, B G tE IRE R S5 s 5, YR TR 3000 s 37,
ST TSRO v L L A SR AU A XG4 5 I A A R KU B 7 B T i

9



FREEIEEF ETF, BN CHE G R &, TG, & B R s as s,
PHRER 3000 A b 11 7, WEAMRIRPUE MT AT E AR, HEANZ
DFEIMKRMGE, TR . — 5, SRk 11 AEEmE, H ML, gk
R VN2 TR T T, i e A s in B RERIT R 75, SR 2 s fi
[V Y 3 SRR AR T 3 23 B IR 70, A BREERBE A BRORURG B8 77 )it s 53— 7 THI, 10
AGFEERIRE 9 ARG, SRR EIEY K. B O BHEE . #
O CPT TP, PMI HE[RIZRALZR N4, A48 M YT ST E KA MEE, 7> T ik =
273, iR A ECRET. 12 A, WE/MaM bR TON, (HE N2 5 =I5
IR B MBEETUHEAR, T MEANEIIC. — T, KBl 12 A 45 B s
FFAAE, BRINE AR B RS IR S e, SRR B %6 55—
Jii, 11 AE NS E IR F 08 ZE, CPL A1 PPT [R] LU ERIE XU K, 4 Fl Al
b AR S AL T TR DA s 1 = $5 B 0 4k SRARNIE, 9FR 1A M AT 2 5B B AR
W%, > TimhZsh 7], Tmdaa R ke B EN K. AdpEsE A REEN X
A BIHIA, 2023 G AN 5 H AR SEIRIR D1 sh i E AR

ERSKE, 2023 4F 4 ZERE FURLEAR R K 4. 36%, UK 300 FEE 7%, GER
8Nk 5. 62%, HIE 500 HaE T 2k 4. 6%,

TERE I b, ARIL G RIGE 2R H W Eh A Fe Ok &8 ks, RN
N TG A 7%, AFRFEE H S A P I R0 R ) AR ] S5 R

45 WMEMNESHKNEERI

AW, RESHEFEEKE A FN-4.39%, CHAN-4.40%, [FHNLS;
PLAR FEHE S 25 2R A 90 N4, 65%, C 2% N-4. 65%.

4.6 HMEMHNEERH ANBEESTHEREHH
ASHe AR A TE R BB A RS

10



§5

51 HMEHKRESHTHGHENR

BRAGRE

g

T H

EA (

Jo)

o A 4 A BT [ LA

(%)

1

i 43 5

168, 868, 069.

92.

H: R

168, 868, 069.

92.

[ 5 YA 2 $5 %

Hrp. figz

B SIS

SR

ERTA AR

KN IR R 5

Forpre SEWr IR (1 SRR
AN

HUT A2 BB 1 e BT

12, 159, 980.

93

6.

65

Hopt 55

1,724, 239.

91

0.

94

it

182, 752, 290.

01

100.

00

6
7
8
5.

2 WMEHRZBITLSRORERRAS

5.2.1 MEMRIBHEBRRBT U REOFABRERRAS

el

k25

et

B o

i B B e L

(%)

KPR B

KA b

bl

70, 492, 069. 79

39.

HLTT s T3 R BOKAE P A B
NI

fESN4

HERAZFEN

1, 168, 434. 00

ASilEH . AR AR B

|||

R34

—

FEAR . NG B BRI
I

84, 072, 057. 20

47.

R4

Pl

AHGE AT 55 Ak 5500

4,988, 618. 84

BHART FEAMBAR Rl

KA IASEEAN N Lt 7 Bl

1, 680, 588. 00

oIz ==

JERARSS « ABFANH AR IR S5

11




AE

PAMESTAE

B AR 4

6, 203, 699.

wn| = o | T

2z
L

it

168, 605, 467.

94. 55

522 HEMRBRBRZATILAIROBABRERRAE

e

~fehE o)

i 3 4 B HE L A1)
(%)

244, 734.

CEWANE VAN S WS e Y 1IN
\

O

HERAZFEN

ASiEEH . AR AT IR B

= o |T|m

18 A Ol

—

B B (5 B AR
b

R4

bl

AR 55 Ak 5500

BHART FEABAR R 5l

17, 866.

KA PREEAN 2 3 B0

JE RS ABIEAI A RS

#HE

PAMSTAE

A R E AR AR

(2N =l F- >N Ravi el Bl - B ol =R A

= QAN
LA

it

262, 601.

62

5.3 FIREA RIME G ES T FPE HEIR/N P B R E SR 4

5.3.1 MEFRBHERRLA RME SEER = SHE IR DHEFRRT 2K

FHREHA
— AT
s A | s | ari gp | Sy R
1 | 300146 |z EifHiE 502,600 8,559, 278. 00 4. 80

12




2 | 300418 |Et 4k 228, 831 8, 558, 279. 40 4. 80
3 | 300315 |EERAEHY 1, 614, 900 8,316, 735. 00 4. 66
4 | 002602 |tHz i@ 1,578, 048 8, 142, 727. 68 4. 57
5 | 002832 |thiF#hZy 252, 457 8, 002, 886. 90 4. 49
6 | 002624 |5EFEtF 675, 500 7,997, 920. 00 4. 49
7 | 689009 | /L5 AH] 268, 600 7, 966, 676. 00 4,47
8 | 603444 | #H L4 31, 900 7,819, 328. 00 4.39
9 | 002558 |E A% 692, 104 7,710, 038. 56 4.32
10 | 002555 | =-LHE 1% 381, 044 7,167, 437. 64 4. 02

5.3.2 MEHIRREHFILA RME & 2B 73 E L BIR AN HEF B BT 4

ERT g
- . e nabE (OB) H L E e E
R memien e sm (g | SJCHME Oo hi@:ﬁ‘ )
1 | 301348 | #ieET 399 17, 783. 43 0.01
2 | 301488 |ZEJSH 217 14, 992. 53 0.01
3 | 300904 |@S4ED 243 14,951. 79 0.01
4 | 301510 |[H &R 396 13, 863. 96 0.01
5 | 301421 |PEKJGH 212 12, 586. 44 0.01

5.4 WEMRESF MO RNFFRRAE

s ARG WIRARRA 67

55 WEMRE A RME G2 S B 1$E HBI /N HRF RIET T2 R B A
T ARG ARG WA RTFA 67

5.6 REWIRIZA RYE & Ze B HBI R/ R OB +48 B SCRAES R
BRI

T ARSEGAM S AR RITA 5 SCRAESF -

5.7 WMEHRE A AME G EE T 38 LB KM KB 4 St e R B U
|

T ARG RRFFA &R .
5.8 REWIRIEA M E G ST 15E HFI R/ N ERF B BT A BGIESL B B 4
AR SARE AR FF AL,

5.9 WMEMRAZEESBREHBAEPRZZBILULH
5.9.1 REMRAEEST R BRI KRF S MSi HA

13




TE: AT G AR IR 5B 45 11 0%
5.9.2 AZEEBH BN NBEBUER

A He BB AR A DR AR T RSB B S 0, 32 SR BRI s PRI L A 5 S R
AR IR & 200 ARG )10 AR AT AT ATV E L, PRI 2 R A 2
(158 5 LA o
5.10 &R AFE ST I EFUH KR 5 B Ui 9
5.10.1 A EFUH R R HBOR

AES RS EFMAE, RRrsiEmRE.
5.10.2 R EWIR A SRR I B R RSB 28 A
VE: ARFEG AR IR A B v E 5%

5.10.3 A E G R BRI

AN FE G AR A B AP [ 57 4 0
5.11 BEHASWMEMRIE

5.11.1 FAEEBRR K +HIERKRIT EAAHRE BRI ET TR
RE, BERSHEHIT—FENZBIATHER. LNHER.

T N A T SR IR T AR B R AT BB R H T LRI A, 5L
FER S gl H AT — E N 2B ATHETT. TSR
5.11.2 FHAREESEREKE+H2BRERTHE N EE SR E K-S ERERE.

0T YT P AR I S B B IR R 44 SR P B R S BB I Z AN B

5.11.3 HAhFE F=H R

J¥5 E4S &R ()

1 17 HARIES: 19, 300. 69
2 I WSCUE 2775 SR 131, 867. 92
3| RSB —
4| MR —
5 | BISCHIEER 1,573, 071. 30

14



6 oA S ek —
7 HAth —
8 f=ann 1,724, 239. 91

5.11.4 MERRTEH A FEBSHR W #8535 4

TE: ARSE AR S IR 5 AT 5 B (1 T e 4 557

5.11.5 ME AR AT+ BER PR IEZ R IF S AT BB

5.11.5.1

PR BB A+ 2 R P AR Z IR B LK 3B

TE: AT AR S IR B AT+ 42 B 22 o R R T8 A2 R IR 22

5.11.5.2  HIARBIRIT B B 148 IR Fh A FE LI 2 FR B L A U B
EAEAL. NRBTT

e e pem et | SRS g e
1 | 301348 | WHiHT 17,783.43 001} iz BR 65
2 | 301488 | A H 14,992.53 0.01F57 i PR &
3 | 300904 | @Stk 14,951.79 0.01 7 IR &5
4 | 301510 | @R 13,863.96 0.01[#T i PR
5 | 301421 | #KeH 12,586.44 0.0 1j i R &5

5.11.6 B RH G5 FHE I HAl TR A

AP 2 N, BB 4L i i A e e ] 1 23 T A v e]
REFFAE R

15




§6  JIBAEESHERD

AL An

i H

= AR A e 5
A

& E IR E R R C

0T ST A e A AL A

152, 093, 558. 90

56, 388, 815. 43

5 SO 30 ] i < i HH I £

16, 955, 483. 59

45, 398, 871. 20

5 S0 30 ] i < i D [ 7 4

22, 685, 080. 56

43, 563, 805. 91

575 Y13 ) B g4 0 2 B 3
Chraa /b BA “—" 341D

5 SR B e 40 L 0

146, 363, 961. 93

98, 223, 880. 72

16




§7 ESEEACHERREREAEESENR

7.1 ESEBEAREAESHIRINENL
TE: A NI ST R AR A

7.2 ZEEHEANEHEATRERRAR S5 NH
TE: AR AT G 0 BN R da 1814 8 4 FR JBE S S S AR

@

17



§8 HMBREHERROIMEESE

8.1 WEMINE~RREFFAESHBMLFIEDIEGEDT 20% K155

TE: AT ARG WITC B BB R 2 e 00 A0A B BT 20% 1015 -
8.2 RMBHEFIRPIMEEEE

RGN, 2ReEEANEHS U - RWHER AT IHZIE %%, &
sAEAEH 2023 £ 11 H 22 HBBIHEERGEEE, FHEWRSRENHIFEE

fEfs e . BAS EEEE AT 2023 4 11 A 23 HRAN (& EELEHE
ARAF KT EPEENAEERAE) .

18



§9

9.1 HKHEXMHE=X

PR A RO E E AR R
V8 E R E PR B PO R
B E R E PR B IR
8 E R E PR B FAE R
WP ERIE N SO E E R
& R s B RS
B E R E AR BRI SR B
v B EHERE LR BT R
v R SN AE TR E T R ) B T2
T A

HE (Rl BB SR XA KE
9.3 EFHR

#
#

{/—r
T AR

| o (@3] e~ w
J

{/—r
X 0T 25

NOREEN© o)

9.2

BB AR E BnE SR, iSRRG ERENE BESEH
95105686 4008880688 ( 4= [H 4t —,

&L

http://www. fullgoal. com. cno

19

#FBEXHFEF

FANVAR R PAIE TR BB R B 1 S
Bane TR gL

IR ILE Pl

B I I 55 TR S AR BT E
AT BR 22 =] 1 S A

e

EFEE X

e W 5540 SARR IHE

N

1196 S0 pARE W 27-30 2

ARRA

FeA@ T 2D o E P

2 BT PR A 7]
2024 £ 01 A 22 H



	§1   重要提示
	§2   基金产品概况
	2.1 基金基本情况

	§3   主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.2.1 基金份额净值增长率及其与同期业绩比较基准收益率的比较
	3.2.2 自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较


	§4   管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.3.1 公平交易制度的执行情况
	4.3.2 异常交易行为的专项说明

	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5   投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.2.1 报告期末指数投资按行业分类的境内股票投资组合
	5.2.2 报告期末积极投资按行业分类的境内股票投资组合

	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.3.1 报告期末指数投资按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.3.2 报告期末积极投资按公允价值占基金资产净值比例大小排序的前五名股票投资明细

	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.9.1 报告期末本基金投资的股指期货持仓和损益明细
	5.9.2 本基金投资股指期货的投资政策

	5.10 报告期末本基金投资的国债期货交易情况说明
	5.10.1 本期国债期货投资政策
	5.10.2 报告期末本基金投资的国债期货持仓和损益明细
	5.10.3 本期国债期货投资评价

	5.11 投资组合报告附注
	5.11.1 申明本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、处罚的情形。
	5.11.2 申明基金投资的前十名股票是否超出基金合同规定的备选股票库。
	5.11.3 其他资产构成
	5.11.4 报告期末持有的处于转股期的可转换债券明细
	5.11.5 报告期末前十名股票中存在流通受限情况的说明
	5.11.5.1 期末指数投资前十名股票中存在流通受限情况的说明
	5.11.5.2 期末积极投资前五名股票中存在流通受限情况的说明

	5.11.6 投资组合报告附注的其他文字描述部分


	§6   开放式基金份额变动
	§7   基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8   影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9   备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


