ZuIEMN =4 A b R A E
TREEE
2023 £ 4 EREWREG

20234 12 A 31 H

EEEEN: ExEESTEERAH
EEFEN: YEREBITROAERAH
WEXHHER: 202441 A 22 H



FETCHE R = WP B ROk SRR B R < 2023 4E 58 4 s

§1 EEHRR

R EHANNESE S REFRUEAR S Pri GO AR R EIC . R P UERRR B E N,

FTH A LS L VR VAT e B M R A
REFE N ERAERITBOARAFAREAREEFRME, 72024 1 H 18 HEZ TA
G I SRS FERIMB R A GIREFNE, REERABAEAEERICE. RPMEKk

ol B DA o

IR B BN -
B BRI LIRS H S B S 5T A SR NS B ATE F 3 507, (B IRIESE & — E 8.
BRI GTFACRILARK I . BBA KU, BB E R AT 5B PR Al N A4l B 35 A

2 AR VIR

A TR 45 RR L H 1T .
AERE 2023410 H 1 HEZE 12 A 31 Hik.

§2 EE 7= MM
R &R 52 U E A E BT
F 4 FAUY 007050
%ﬁ@ﬁﬁﬁ LR 2 BT IR
&A R H 20197 H5H

ﬁiﬁiﬁ g ISRl

1, 661, 133, 894. 52 13

PO H AR ARFE G TE PRSP BOA 4L KR RT3 R, B IC B A 5
HEL ARG AR, )5 3R B Bl 27 bR HE I AR e N A

LT A AIEERII X FEMATEE . SERitmBER. gREER. ER
. TIHIT R RGBT IR T, = A R 4
UM AT BN A BRES, AT v FLAT B He )

b5 A o iE A R RO S

A Wi 2 R AT AFE g IR G, HPUH XS 5 TR 2 = T 0 i i 5
&, RTRAMESMBEEAES,

RSN B A R AT

HEEEA e [ B A ARAT AR A5 B A

§3 FEMFZ s MELFERI
3. 1 FEM &
Bhr: NRmoc

ESCY R i=0 7N
L AH 2 e e 25
2. A HHF

SR (20234 10 H 1 H-2023 412 H 31 H)
12, 384, 084. 34
16, 418, 595. 38




FETCHE R = WP B ROk SRR B R < 2023 4E 58 4 s

3. VBT 35 5 4 BUAS A

0. 0099

4 AR & B HE

1,702, 039, 930. 65

b. WA A0 B

1. 0246

A (D RO RS AR SN . 83las . HAbN CORE A e ER S D
FURRAH IR 2 FAE FH U093 25 I (R AR, AR D9 A ) L Se B as in A 28 Fe i (AR B U as
(2) Frid ke SHEAR AN B RAA NNBEAZ 5 3 &R AT, TS SERRIL R KT 21

THSIECT

3.2 HEHERIN

3. 2. 1 EE&MPUHER KRR H 5 RN S B R 2 5 EL B

‘ NS
FHEE KR | ENKER | gt -
Bt o o TR 25 bR O6) @—@
® PEZR | HEIREERG »
HEZ®
E=AH 0. 98Y% 0. 04% 1. 44% 0. 05% -0. 46% -0. 01%
SU AN | 1. 45% 0. 04% 2. 19% 0. 06% -0. 74% -0. 02%
it —4 3. 21% 0. 03% 5. 23% 0. 05% -2. 02% -0. 02%
o= 11. 72% 0. 04% 15. 05% 0. 06% -3. 33% -0. 02%
H 45 [A
17. 59% 0. 06% 21. 49% 0. 07% -3. 90% -0. 01%
AR A

3.2.2 HESFFAEMURES RTHMEW KRR LI E LS B fE s
RBZHI LB

=
=
o
-



FETCHE R = WP B ROk SRR B R < 2023 4E 58 4 s

FE LR N E W BOR VP EIE KSR [ Gt b e ik vl W o 2= i [ S E 350 e

22. 00%
20. 00% ) P o
18. 00%
16. 00% o -\v,:::i,ﬂ'ﬁ
14. 00% e
12. 00% A
10 00~3.1 5’;%
8. 00% " ’::7,:5;
ml P
2. 00% e o
0. 00% m
2 & § 2 2 5 &8 & 3 - 8 8 K3 2 - 28 8 w5
O
|—EnEHERFRETEESKE — STENERFRBITISR RS
e AEEEHEEAERE N 2019 F 7 H 5 H. RS GREAE, AEGRACHA6 MH, &6
A SE SR A 4 % TR P I B LU 75 & B R 2058
§4 EEAIRE
4.1 REAH (HESKBE/N) HiN
e s Eﬁ%ﬁ%%g%&%m-&#Mw i
FEREM | BAERN | FR
Wi GUREm LA . A% R
e UEZRRBTEE S MO B . PR R
TEAR RSB BRI A . ARIGIE S AF
F0 P ] e AR AT DR L RO R IR
TR 4R, 2019 4E 6 HINAZET
&I L HPE, D TRES
B, IUEFZ A AR B SR
B FouhnAE TR AR R
k| 2022 6 A MRS, St AT
FEIF S 4o va0 28 [ - 134 fir R R ERIE R RS, Fos
} Fl— 458 ST IS i 77 2 R TR R 4 %
Bl FoURA| =AY H E U R
R RIS FauEf=1H
SESATT AT 7 A R A R R 5 B 2 4
U = TR 2 B S 15
B, Fov WIS m R
RUIESR 4 0T RE 4 . 2 0 Wl 4 52 BT
QT AT G A A ve =l i
SE AT AT 7 A R A R I 5 B 4
AT $E 11



FETCHE R = WP B ROk SRR B R < 2023 4E 58 4 s

FIURT 90 RFFA MR ROEZF L B 2k
AP S e Z B L

e 1 EeEEEResM, ERAND S AR AN, B H RS 2 7 RS0 E 1
15 H 39

2. ArEiEREaB, EPH AR H 2 AR 2 7] g3 E RS HPA RS H 3,

3. UEFFALIE SCEM CIEZFAL AP SR BB BLIMNED BIAHSSHE »

4. 1. 1 BIARFAER BRI R R A H 0 E &L R EHK ™ M 1E
Vs AR S A AR I G ) S R T E A AL S5 0 7 TR R B R T 1 L

4. 2 BN E A A2 EIB/E BT EH R U

FEARIRE N, T AR IR G 0B AR, AR H e AT
ANFZERAT N AFESEHNET T (ERREEHEREE) LA REEER. AReRES
FIARAE ,  J BB LU BIAT B i A S e B R I 2K

4.3 AP HETUH

4. 3.1 AP G ERPATIE R

AN, AAFRE AT GEFRBERESEH AR AP ST ERSEN) SEdE
RN 7 NIRRT AP AL GRS T ERE, DB sAN B RS e —&0iiy
W = T 5 S s . A T RGP T b AT, Bl 2 ) B R R
PG IERA WM. BB, R 5PAT WSUTA S R E BE S I ST 15 5 A
TaH A

WA HIN, A A BARAFAE G H EPATIE O R, T8I0 A R 4% 51 205 2 8] [F] [8) 52 5 A [f)
28 5 A SR RN S I LT A 007, AR R B 3 A P50 5 SR I

4.3.2 RERZ AT AR TN
AARYE QEFRREEEHRF AT LSRRI FHEEEM L A58 AR
Ry ATZGMR. WL G WIBHRKA TG, SAZEE MR AT AT B
T HIA AR K IUA I SAAAE T RE P BN AT 5 AR 2 & 5 H A2 A7 08, RIS KA
B SIS ) T A TFSEM TR) 1158 5 A A 4 B30 52 By B i0E 27 2 H S ) 5% ) 17
Bl

BX

gl
&

4. 4 5N EE KB T RIERIEESHT
2023 EPUZERE, GBS TRMEHNES. BN 10 H, FEBUR BRI Rk L

% 500 3% 111



FETCHE R = WP B ROk SRR B R < 2023 4E 58 4 s

SO FNAG RIS, e a =R, R om IR PR B FL A B R R Ak sk B AT, K
U E A RAE AN “TEE M7 BRSNS N B A7, 10 S E AR AT R
2.70%. 11 HAEMABUE I IR RAT ATF S B IRBOCN » B i i J1id Prge e, o
TAFRUCE R MBCRYER “REFREIMESERH” . LA TEEEEBE, FSHEN
RGBT E R, HAAT TR AT BRI AR E AT, R R R
AT 12 7, BETREGERS. PREF TSR, R KB HRE AR
T, RATFRFEIN R AT I B ERS Bt i, ARAT 9 it e AARAR R B A B . 1
B, EHUTAE N R BT AL TSR RS EAT IR AT R 3, 6 IR AT, It R
2 KIE a1V, 10 SEE U T AT 2 2. 55% KL, 1 S RATAE R TATE 2. 40% L 4. RGN,
A DI ERAT SR BTRA R UV E, BT HER R K.

4.5 MEHNESKL SR
BEANR G IR G BUFEDY 1. 0246 7o, ARG IS0 HUHER KTy 0. 98%, R
GUL BT AR 1. 44%.

4. 6 MEBHINEESTA ANHEE ST E TG 33
AR A AT AE 5 BRI R N B & B i AT U A 1 DL

§6 WAAEGWMT

5. 1 REMRZSHHEHM

Fis T H B o)

o 38 4 A BT 1) Ll A
(%)
1| Bt - -
Ho, B - -
ReH % - -
] 7 WA 7 4% 7% 2, 164, 759, 558. 96 99. 97
Hep: iz 2, 164, 759, 558. 96 99. 97
BE S RRIE SR - -
Rl L A - -
SRATA R - -
SN IR 4 % - -
Horre SEWr R RN IR Sl Bt
F
AT E &M &6 632, 218. 06 0.03
Hofth 7 7= - -
it 2, 165, 391, 777. 02 100. 00

Foer I 11w



FETCHE R = WP B ROk SRR B R < 2023 4E 58 4 s

5. 2 MEWIRIEAT A RO ER T AS

5.2. 1 MEWARBAT L RABARERRES
E: AESAMRERARKFEE AR E.

5. 2. 2 MEFIRIAT W REBREBR B REREAS

T AR GARE AR FFA BB B
5. 3 FIRAE A FOMME o He & 3 7 19H L5 R/ N HEFR B B R B 3R B 4
5. 3. 1 REHIRIEA OME 5 ZE B E LB MR R AT+ 48 B R B 9 4

T AREARREIRRFFAIEE

5. 4 MEWAREL R MM RN RFHRRAS

Fis

T 7% il

KReME Co

e HHE ] o)

1

BB

RATESR

w [ DD

&

2,164, 759, 558. 96

Hrp: BORME R

428, 453, 015. 49

b i

Al A R Y 57

T

A (AT S

[ Mk A7 5

O |CO || O |

HoAt

10

aif

2, 164, 759, 558. 96

127. 19

5. 5 & MR A RPME G E ST 13#E BN T IR LA s R B4

5 | fAReg e |[BE k) | AnhE Go) | HEERETEFRELE] (9
20 771N
1 2220009 kE%iETTJ 1,600, 000| 165, 127, 715. 07 9.70
Wt
2 2220014 | 22 ZRZEHUT 1,600,000 164, 490, 072. 13 9. 66
20 VR ERAT —
3 2028025 i ARAT 1, 300,000 134, 364, 504. 92 7.89
2% 01
4 190203 19 [EJF 03 1,200,000, 123,779, 671.23 7.27
21 WL ARAT 7N
5 2120025 ﬁf}le{TJ 1,200,000 123,411, 147. 54 7.25
i 01

5. 6 MEHARIZ A RMME L2 & 738 LB /N IR+ 48 B SHFESR B
R
TE: AT EAR A AR AT B SRR

BT 11




FETCHE R = WP B ROk SRR B R < 2023 4E 58 4 s

5. T MEHIRIL A RMHE HE ST ™ E LB RNHRF IR T4 5 & B35 Y4
T AREEAMEIRARIFA SR

5. 8 MAEARIZ A SMME o 2 & 3 735 LB R/ HERF B B T 48 BGIE R 3% B 40
T ARGAREHIRARFFABGLE.

5.9 MEMARFZE ST F K E R 5 & 0L vt A

5.9. 1 XM E BB BB BOK
A HE AR PO AR BB R A 8%

5. 9. 2 R IR AEE S4B A A5 3 52 Kp o AN 40 25 B A
T AR SAMR AR RS A E UG

5.9. 3 A B B R HI R BBV
R B S AR W P9 A T AR 0

5. 10 BEHSWMEME

5.10. 1 AESHFE AT TBIUES K RAT EEAPRE HABMEMITLRAE, K
FER g H ol —F N ZBIATED. ATTHEER

At S A B e BB AT+ A4 IR TP R AT AR EE ST RAT IR A PR A F] . R Rt
EHLRTMEE /T 2023 4£ 8 A 8 HX St FHARAT B AT BR A mI /R 1 AR Y kg o (AL 15 5%
FARIUEZR (R B R SRAR FP AT S M R I E

AR 0 A B BB AT A4 RS TP K RAT RS R T R RAT A A PR A ] o B S <
WEE BB RE TR R T 2023 42 9 H 20 HXE [ TEERRATB A IR AR TabfiE. H
A G RBEA RUET I BT R SR P AT B AR SRR IR RLE

AR A S A R < BB T A4 TESR T I RAT RS BT E B RAT AR A PR A ] o AN
EEJRE T 70 RT 2023 £ 8 7 HXSEITEFRRAT B A R A AR 1AL tkE  (HA R G
A RUESR IR SRR P AT B M R IERILE

A 3 N B e BB AT A ESR R A RAT AR AR R B L ARAT AR A PR A W] . IR
HNIZAE BRI AR 70 )R T 2023 48 8 H 30 HOWMWHLZR MR ARAT Bt A IR A FI R T AL T E .
EARTE G B RUETF IR R SRR P 75 S A IR R RLE

AT S A R < BB AT A4 TE SR 0 R RAT S AR A B A D ST SR A B AR A i )

Bl 2B ATHEST AT
% 87 k11



FETUIEA = H E WIT U B SRR B i

2023 fE5E 4 ZEMRE

5.10. 2 ZEHFMEI+LBRERTE HEE S MR SRR EE

AN T A < B AR A4 P SR AN A A Y e < 1 TR L2 ) 5 e B 52 P ) 1

5.10. 3 HABTE P HI AR
W e

5. 10. 4 EIRIFH B4 T 5 W I 7] 3 #5155 A 40
T AIEEAR AR RIAT T H B0 T 55 -

5.10. 5 A HIARAT 14 B 2= P R FERIE S PR 18 0L ) U A
T AR SAM A IIRRFFABEE

§6 JF B AZ SRS

AL fy

T S < L A0

1,661, 133, 894. 52

7 1300 ) 5 < 5 H D

el T T 11 2 < B 40

T Y1300 ) 5 < R 20 AR S A AT (A7 B0T0R
UL -7 SRED

T I R <y U 0

1,661, 133, 894. 52

§7 H&EHACHERRERREESHR

7.1 B&EEAFHFEESHHRINIER

A S SRR G

ML B
2 S B AR 1 A
4 -0
B 0 ) SN/ R A .
i
S 0 30 ) 2 /O [ .
i
2 A R A T AR A T A
4 (3 100
T R R A A

7.2 BRSEHEANZHERRERE ARSI 5 HAH

T AIREHIAN, AREEEEARIZHEA RERRAEE, BUEARE IR, ARSEHAR

HAKS 10,00 447,



FETCHE R = WP B ROk SRR B R < 2023 4E 58 4 s

§8 ME MR KERE SR ERSHFH BB

g | RO E O e | RO R RO R B
o A9 (%) o A9 (%) F IR

=% DN 10. 00 0. 000001 10. 00 0. 000001 34
B
PN - - - - -
I
AT N - - - - -
7
NI - - - - -
R
oAy - - - - -
&1t 10. 00 0. 000001 10. 00 0. 000001 34

FE: SRS AFE T T SR AT IR L =AE A S .
§9 IR A RN EEFR

9. 1 IEMINE—BREFFESHB LA EGET 2058155

5 HA N FE A 2 A AU L R IR A S B
£ FrEESE
i3 W45 EL A5
& L | BRI 1] 1 B =] S xR
# T oo ww | ww | OO0 )
5l RIS i) [X

[
Bl 20231001

1 1,661, 131, 916. 80 - -1, 661, 131, 916. 80 99. 9999
F4 20231231
A
A
77 R AU

AR B G OV BRI 0 BUE B sl A & SR A 20%, /N R HTER T AE 4
B ] BE T DA R XU -

() e [en] FA U7 0 3471910 34 i 452 S ] ey DXL

AL P % AR (B P 5 fid A A O < AU [ PR 2% A, DAL 2 A E U [l e, /N3
T e T /N ARUGE (0] PR A 75 A% R LU A 0 A 310 B L S % SOAS B R ] 1 XU

() T E R B BN XU

B P R [RIIN, p E BENGEAT S G KB AR, 2o 3 e B i A R
Wi s - HLANIE RIS B B VAN < B . ik A B0 Ok B 2 0 D s NS 1)L, #R AT RE =
JlHE 4 B A B BN o

(=) T HBt H be i 85 XU

i&

o100 4E 11 50



FETCHE R = WP B ROk SRR B R < 2023 4E 58 4 s

BB KBS, AR AT RS S BOEE BRI/, e IR AT R AR %
Gy i 52 5 WHE I, NI G A SEBL IR e 058 HARAAAE — €A E T

(U0 Fe 5 [RIHR AT 2% b B B A 5 KRS

(GEeaF) ARG =R RS 2e 0, 8 20 N TAF H B A @A AR A
200 N Bl 2k & B HEIR T AR 5000 J5 70, 2R ad BN 70 Wk il o 7 DAglis s &
2 60 N TAEH M BLATIRE DL, BB AZIE (EEE ), IR (Eear) 12
EREFPETIRS, AREANRENHRTARS. B, ElRimEL N, S8 -SREKE
WEPIASE )R, AT REIE B & B ITHE IR, 0 AT G I 4R SA7 6277 2E R e PR

9.2 MR E PR MM ERE R
p

§10 #EXHFEZR

10. 1 FEXHEZ
Ly A BT W et e R = S ST 05 55 T 8 I 545 T 3 4 M ST A S A
2, (FEFCIER =A A E BT R ERIEF R SRS AR)
3y (EETCIER = A H E TR TR R s B S AT )
4, SRS VR . E IR
SIS TRALE . ER.

(@)]

10. 2 FEcHh R
AN B ST AL,

10. 3 &EFAR
Pt AT LR B R G 2R A b, B AT A B S Bk

EnESEHARAF
202441 H 22 H

1100 3t 11



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的国债期货交易情况说明
	5.10 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 报告期末发起式基金发起资金持有份额情况
	§9 影响投资者决策的其他重要信息
	9.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	9.2 影响投资者决策的其他重要信息

	§10 备查文件目录
	10.1 备查文件目录
	10.2 存放地点
	10.3 查阅方式


