2 E CACA0 X F RIS BUESH % HE4E& (QDID)

HE MBI E B
il H . 2024 45 7 21 H
EHHM: 202446 A 28 H
AEERPEAESEWEERE, BHEERABH—HS.
EHBF R, FHRIESBENEENHBEHE .

—. PN
FHEFFR #4275 [H CACA0ETF FH L&Y 513080
HEZTEA Mg LG P TR A ] EEFREN i EARAT I A PR A 7
Bank of
China
\ ~ W ERAT (F
BEAME B B ) BAMEEA S 451 A ] (Hong
Kong)
Limited
EHXGEFHEETH LE#iEHA 2020 4E 6 H
A A
HEAGFESMHE 202045 H 29 H - 5 12 A
FERA JRE 2 A xR 5 T INGHE
BEHF R I FFBURZR FATFCH
FHaEEEAESES
202045 H 29 H
HesH 16k L3 H
EF ML H #A 20104E 7 H 1 H
. EE ETF (- rfaifk: 1EE
HAt el CAC40ETF)

= EERHEHERI

(—) BL¥ B A SHH RS
PEREE B GHERH) T e miRs” SRR AE.

BEH R

S IREEAR TR AL, 3B SRR B O 1 LA BRI R 22 A Mo

AELAHE TRA. BT BAmNS:

ERXTEEAME T, ARSI T TARMIREUS O . SR . 755 o EHIE R 228 F X
20 WA A U AR A T S T R R sl DX IE 25 MR B LA By ) 5 A B 4 R TR — A TR
TREI A SRS . RIERATER BT MR S . B R KR SR BRATAER. TR
TR FE. EEDE . 5ARKE S IRER R — AR M FE S0 I 1 18 5 SRl fiT A i AV
AUERE R EIE I 2 R VPSR M SRl TR ((EZURFA A BRI 2 AR R ) .
ERXTEE R TE, ARG IR T ARG 0 i T DU & EE e it R v i e
Pt A B Y S T .

ARG AL TR BIFREUR A e« 2% 3% By I ) B PR AR T B B P I EL Y 90%,  HAMIK
TR 4 34 U572 1 80%.



M2 IR CACAO 22 5y BUTFTRGNAR BUIE S 5 BT 2k (QDTT) <™ i BURHBE 225

WHIE RPN Z B ZER G R ), REEHAEBITELNRETE, ARSNERE
PENRERSS 10 ) VAT 8
AIESHRHIFEEON: E CAC40 F5% (5% FCHI.GI).
FER TR A 4 2 TR N A S 1) SR AR 1 P 5 A SRS S BIRTA I B ) SR PR R
Nz {=k 831 TR CACA0 FREUN R (BRI
AFG M EE TR RIS, DRI AR & (1 TR XU AN U s i T IR i 2 4. 5t
FIFE SRR AG RS . ARG FERA T AT HERERMIER MR, BA 5k
PNSLERE 2R (AR HORE AL PR IRV S 2 R ALE
AFG R FER T TEEPRAMER R TS, TERMICRE X 1 EESRIMES
T 35 5 BT T PR A5 8 XU

(2) BEASFHEERR/ XL EER

IS R B 2 (2024423231 8)
0. 60% FLiih ™

26.30% RITTFRMESE S
&t

———{73.10% f i |

& MiR#E/ o iR HE o IRITIHFRMEEETE &

L3, 52 . B 2 (202443H31 8)
—

T
o SHE @ X

(=) BESEFRERUKRESFFRFHERE KR &S RS LR E R LB A



M2 IR CACAO 22 5y BUTFTRGNAR BUIE S 5 BT 2k (QDTT) <™ i BURHBE 225

4%k I CACAOETF 2k 5 F4F i LMK 2 5 F) Wl 45 L e Sk e i S ol LU B (20234F12 4 210

30.00%
25.00%

20.00%

15.00%

10.00%

5.00%

0.00%

-5.00%

-10.00%

2020 2021 2022 2023
18.81% 15.92% -3.95% 23.37%
13.37% 15.60% -5.14% 24.60%

T e G FAERCEFEAR R A REREN, LSRRV S EIE KR, R SAMUERKRE
)

= BREAESEY KA

(—) EE&HEMREH
Pt AL W OB [ 5 g A AU, R AR [ AR p AT IR AGER T 0. 5% bn e i 8, b A SiE
FFAE G EACH U S A R R

(Z) EEIBEHERTH
AR % PR I 4 B0 4B -
N RS

5 W 7 N/ E R RS WU
=gt 0. 50% REEHE AR ENK
i

B #F ] 0. 0425% -

%

BER 0. 15% REEFTEN

E i % 55, 000. 00 JG ESaNIIE =

& B # . I

522 120, 000. 00 7T I H 7 T

(FeaR) A SR RKIEINT . BEEmBRra AR EERIERAL 5 7.
b 3% EERHRATICRIS BRSSP B L K R R TSRO, DL IR IE S %
H MEM (EeaR) 2%, ATLERE P hoI S HAR A . RASERIVE AR G (Eed
[F) K S s .
T 1. ARSI HUESF BRI RTAMBUI, PR AR A BN IE & 57 1R -
2« HIFRALL (5 BIER POV RO, AR AN, SO, H& SEhr el
DA 5 I 5 P R 9

(2) EeBEZEHRANE
A BB N/ R AT G i, R IR, 350 SO s (R 9 R 0 &

% 30l Jk 6 W



M2 IR CACAO 22 5y BUTFTRGNAR BUIE S 5 BT 2k (QDTT) <™ i BURHBE 225

HelaE g b iR CFD
0. 87%

e HEEEHNRER, FEENE, WERS R G5 NESIAT IR, HAIE /2 DUROE — ISR
I (KU AH R H g S T 5

M. REErSEEZRR

(—) R

() ARG ARMUEMORAL . BEBEH P REBURBRA G Beoia XU, BB S G I LA R B3
ARG (UM FHE .

(=) AEEHHE TVARIEIF 1Y, eHE S BOVIESR M35 ah 35 N & Asl, BB H AR A
SR, A T EAIE G R AR, BEVERIWT Y, R ARIR RGBSR, e (D) K
LR AR, ZEAEAR TR RO L 2 B DS 465 B 5 s O 3 i 8 P DU R BB VR 22 5 )
RIEL5E FARII RS+ ot e 15 AR DA ol P T PR XU S5 LR 15 L IR 55 R U B BN
PR SE 7 LT3 I R B AMEHR DA A (2) TiTd U s (3) S4BT KU, - AL ARV 28 KUK
PARMIBOE KU S B AR S B 55 UK S5 (4) IRBIVE X (5) eGR4 758 5 ik s i
MR (6) 275 T0PV IR TOPV TR IR IR (7D GBI RS . B KU B AR B R I SR I
PRURSE 32 Tk 1] R ) PG ik <A e 7 P 2 <o A B (LA TR 0 RS« 28 = LA R 55 O XU
BB S ER AR ARG . BARMRSE . AT I555

(=) ARIEERHAT IR RS

Lo FRAFEE ) XS

U DR S, ARG BN W] U SRR B, #7800 5 FERF AR 2 S AT 1 A2 7
MURTSE N, AT SRR IR EOMNIE G PR, TR SR AE I SN A, $3 & SURIE R H0R 5 ok
IR o UL, SR Hd ) B AL S O AR BB tH 22, R BN 2 B AT 505, AT RE S xT 3
MBI A AR .

2+ ST AL [P bR R Hm i i 2 XU

PAR Rz AT RE 2 S M 25 G B 4L SR I Fa 20 18] 7 A i 1 -

(1) H AR A5 20 B R P AR S8 i 59, AR e A A I P 21 5 R R v 7 2 R B v 125 15 5 R

R
(2) AR EUS o BOR AR . 1 R AT N S BUS O B AEAR IR R b AU R AR AR, A &
FERH N A AL U B v 7 A BRI 2 R MR B R 2

(3) HF It oA R TR s P 22 S5 SR IR ETF Jik 4 Ty B et 458 0 21 & AR $H b g AR T 7
A BRI 8 P A ER R IR 2 o

(4) Fp IR A B L0A S BT (A A e 3 B il e AR AR P B0l e &, 7 A IR AR R
i 8 5

(5) MGG TN S A, DUEEE Y B eI0E AR B VFn] 321047
£, 3 GG 5 bR AR B A R B P S BRI R 22

(6) FEABEGIREL TR, L FHAWEHEGE ), BlnREREIAKT . BARATFR., FAE
A WL A%, A AR e AU RE P AR M, MUTTT S AR Sk X AR (KT8 R BRI R L

(7 QRSB E G B UL A AT B FR AU LR, 2 e B L il e R SRR B i e R th ] g
KA -

(8) HAhPIZ A M e o 40 DR 52 BB AR S N BB PR 1], BB AR BRI LU B S s
(i Bz SRR E AT REAS S8 A AH ) s DRIBR Z S22 o St L o) B A T O A A P AR R AN B K s TR 3
<z P 55 8 ) OR BI85l s AR BOR AT MU T B B R S5, RO A R O 128 5 5 BRI AR 22

3+ BRIEFIRZ P ARIE L) E H AR

&4t ko6

=



M2 IR CACAO 22 5y BUTFTRGNAR BUIE S 5 BT 2k (QDTT) <™ i BURHBE 225

AT 740k H B PRI O B9 FE IO A 0B HIAE 0. 3%LAA, AR EREZRZEFSHILE 4% LA, (H DRI 458 2
A D U 2R Al DR 2T e 3 BUR BRI IRV R, AR (RIS TR A R B 5 T R S AR UK M
o

A A IBEASE R AR XS

PRI FEBOSEA 1B T RE DS 25 i AT P B P o, A A i o RIS T 8 T s 2 XU

(1) Fe < m] BEDR| o2 B I i B4 08 A5 T 3 B0 B i 2 P AT BRI R ZE 0 K

(2) (ERERA T BEDR AL S by T BRI < B A ChR IR S5 R R M A 3 g — T 3 kst 1
Prim KT

(3) & R A5 R TR SIS, R4 52 I 8] TSR RE S SR N BRI AT, U A 20 sk TR 44 IR 24 3 5 5K
BEATSE5E, AL AT RERS MR 08 3 (R B B8 403 2 Aok 3 <7 A IR B 2 PR R B B IR 22

(4) FEMIRIE LN AR TR BN BT REKTHIAR 5 R, 3 4 Ml REJC % A AN 352 HH By I LAER B2 B 77
BRI DR, P P e TN T 5 L ST RO ] 40 L R s SR DR £ G [ P 8 - 5 58 2 T W
TV B 7] 2 P8 B 3 < A D RS o

B FA IBEAR T A RS

FRESBA I A W S A7 T S T R T XURS:, EL R e R R A R B Y, R B AR IR S &
A NN TS R, S5 25 R i R AR T XU o HCAE 48 B B R DA SR BRI R 22 S, L
il 2 e B B AR, X PR B A A AT AR R

6 A5 K i HLAA 52 L AR 55 1 DR

AN G (AR (0 1 80 e 4 i LA R AT 8 BRI AES, RORIR B il HLAA AT BE b 3 2% b SR A1 £ LB X6 i
B EHMLEY, ARSHIRERE & & FMLAE B ZE B EZ BT A A b EE R 2R I
o TT SR, W HIE SRR TR AL HeiafEr S, SHEAMEEE I, B &K bR S A FE, JHE6 M NH
LREMH IR N KT RR, HEMIEFATNK SRR AT 8 LR FHIERICRIEL N, e A%
1bo FEBEAKE IR BE M AR A FR AL, HetisfEr X, SHARRE G EIE. B &R A RS KU

[ 5 0 ) LA 152 Lo ) 00010 0 ) B AT 28 g0 DR D SR8 8 R ST, 58 < RN I 4 R 0 1 L
(A7 1R & Ui 7 AR NEE (=54 CEPSSE 21 SR K TR DA Ry w35 8t e e (P &7 4] 1 e s e
AR O 1 555 SR R P RE S B ECR UL S MR T R B AEZE 57, SRR R IR .

7. FEEE BT LIRS T IR

PRI KB AT ISR (0 SRS, FEREBE 3 FRI S RImI A iy, AR G2l IR h A A B A o IE SR 7 L —
SERCR I AT LS B A, JF 2R e B LIRS S0 B P AR B 3 AT M IR S K3, B 7K
52 SRNUEFR IR 45 57 A RS2 H RS I S5 S e AR A E P (R RBEh XS o

8+ SEANIAR I BT BB AR

AIE AR T 54 5 ARG IRER A AR 8 B BRI B, AR BN — AT wh, B2t
A XU R BT S B8 F2 AR AE LU T XU -

(1) TR A T B B R AR B i 45 BB SR A XU

(2) UREhTERS: 245 i TR BT 5 20 J0ik S A BBl R (1 KU

(3) HEZENS: ZFRBARIILE & LU A% AR B i Z 18] A% 22 I B B I B KU, BA AN [ et
SIS 2o Z 1) 22 (103 3 BT A J R S B A 22 ARG

(4) PRAEE R FEHE T I0idk S I 2 1 5% ey A S 37 B A R BBEAR U1 B 45 240 Sk T R B fRAIE e i
1R RS o

(5) fEHRES: REAR BT 24l o~ mlE L0 A 453 2% R AL o

(6) BRAEMES: 2T ERAEINA SR, W55 A S IR EGE e, B R S0 D e i ]
T AR R A

(Z) EERF
HEIEM SN AEEFENEN, FARWENEESKMEN BRI M SKREAWSRAE, AR

% 500 gt 6 W



278 [ CACAO 52 5y RFTRGRAR BUIE SR 4 B (QDIT) J ™ i BORH 2 507

BIBR T A RSB XU .

ESEEANKBRRRT . W65 BRI RN EERNEAESW™, EMUEES— &P,
WAFLRAER R RS -

EeREEHRESSANEESHH, WRAZSHIREANEESRNSEAN.

FEHEHEANFAR, B (EeaR) MAENEE (EE&ER) FREO—$, MBI RR R
i, RIRRHEEFEFR SRR, RESE R BT SRR, Rk
RELFIERIFHNE T HEARFTLRTT.

HEeThBEMERG R REERREN, ReBENBE=ATHEHAES, HMEBRERERN,
EeETHEANFFEEH K. Bk, 2XHFABRHEESREIRERTRAFE—ENMHE, WFE KN, HH
RRESHIARG R, BE RN QRS EEN KA KRR A 5%,

Fi. HAphBpE#RG X
DU BORME ILAE G5 B AN . www. huaan. com. cn; &7 RS HL1E: 40088-50099
(—) HEEER. FTEL. HERHS
() ERy . OREESIARE . PRE . TR
(=) HemHsE
(Y EEHEN LI FRTT
() HAth B Z TR

% 60l gt 60



