TIEEFRE—S

=5 BT SR 2K

2024 4

.
[
|—a

532

=R G

2024 4£9 A 30 H

HEEEN: FTEEHESEEAGRAF
EEFREN: BEBITROFARAE
WEXHHH: 2024410 H 25 H

Sh



J7IE & FRadE S TT 6 KR 2024 55 3 RS

§1 BEERR
SN E H 2 N E HAUEAMR S TR AR RICH R SRR S Kt
FEXTFC YRR S L RPN S B AR AN T B AT
SFEE N TR A IR A ARG AL G A FBUE, T 2024 4F 10 7 24 HEZ 7 AWM

HrRIM 5 AR AR AR FEAEGMESEAR, REERASAEERBICE. R SIERRR L
ORI .

BB WK LSS H - SRR 5 0 SR U B RS B 5, (A GRIERE & — e &R

FE G A SOFA R HARARR I BT KUK, BB R 30 SR A0 AT 20 ] 134
F WS 5.

AR o 5 R R O

AAREWIA 2024 4 07 A 01 HAEZZE 2024 4 09 A 30 Hik.

§2 H &= HmBto

H 4 TRTRR J7 1E & FFats —F 5 g5 Rk

H4 TG 016595

HL B E R B GER

HeHFRERMH 2023 %5 H 15 H

s BRI & B 500 2,503, 739, 819. 72 4

ot Hbr R FE G A PG I RS R FE Al L, GBSRIE S B P I AR A A .
ot SR 1y P A % S

AIEE RS ONEERL, S5E2 5 EH EEE TS R U
Mo Hr, SRR G R AL A HE, DRI S e 4l &
BB

2+ JT BT S s

TFRGEEIIA , AR SR R FF R AL S al e, 7 403 N2 HHL

‘{/’—'
1o

b & Lk i iR a e CEVED FRBUIGEE % X 90%HRAT & A Rl % (BLE)
X 10%

RS AL 2 R AR FEGNR B I, TSR A0 XU 7K PG T R S A R < SR 5 1
HE, mTIRmTgEe.

HEEHA TIEE AR EHAR A

HEHEA e HRAT AR A PR 2 )

§3 EEM SR SHFERI

3.1 EEMEER




J7IE & FRadE S TT 6 KR 2024 55 3 RS

Az NRMJT

W 55 e WAEW (2024 £ 7 1 H-2024 49 H 30 H)

L A S 30, 371, 247. 30|
2. A BRI 8, 359, 119. 00
3. B35 B 4 A ZUAC B R 0.0033

4., BAAR L4 PE vl 2,523,271, 695. 09
5. WIAR B S AiE 1. 0078
L AMICSEE TR S A IARLE SN . BB HABIRN CAS A RMEARF ) i
BRAHICR H S AR 8, AR A A O s Bl s in A A A se (A2 sh il a3
2. Frid e\ SR bR AN OFE R NANWEAL 5 3 S -T2k, v\ 9 F 5 SE BRI as 7K~ 22
RT3 2+ -
3.2 E&HERERNR
3.2.1 ZEHBIHENKE KSRGS B E AR R R
Mk &t b e
HEEK R | PEEKER | LGt
=" HER 28 bR O6) @—@
® WHEEQ | HRZEERE
HEZD
HE=4H 0. 33% 0. 10% 0. 24% 0. 09% 0.09% 0.01%
TEESNNH 1. 65% 0. 08% 1. 20% 0. 08% 0. 45% 0. 00%
TE—F 4. 30% 0. 07% 3. 21% 0. 07% 1. 09% 0. 00%,
HL 44 F
5. 28% 0. 07% 3. 42% 0. 06%, 1. 86% 0. 01%
RS

3.2.2 BESAFARURES RHFERKEED KHE RS EREA R
RAFHI R



J7IE & FRadE S TT 6 KR 2024 55 3 RS

o5 IR PR A — FE SR T AR A S ih i T MY S S 5 ] A Al £ HR A B SR SR S e S B

A E
6. 30%
5. 60% /%‘/4
4.90% i
4.20% P 7/

% il ot 4
3.50 S .-'“f'\/"‘/
2. 80% A M,//v
™~ -4'Jj "\‘_ i Eel
2.10% : j,)" S

1. 40% ey

0. 70% ) W/J:/\U\'”“" il O
ﬂW«""'ﬂlﬁﬁﬂl \\* - ;-

0. 00% | -

|

]
1

2023-05-15
2023-06-10
2023-07-06
2023-08-01
2023-08-27
2023-09-22
2023-10-18
2023-11-13
2023-12-09
2024-01-04
2024-01-30
2024-02-25
2024-03-22
2024-04-17
2024-05-13
2024-06-08
2024-07-04
2024-07-30
2024-08-25
2024-09-12
2024-09-30

|—AEEHRE—FEFESLERTAEMKE — SESHRE—FEFESLRBITI SIS %|

T R a ARSI BN, BREEE RN HENDH N IR & e fls
AARBEGEE CGET 2o =, WHREH, =. REREAIY. $5RE) 1A R4 E.

§4 HEARE
4.1 B2 ESZIIM) M

1TAR L4 (B A AR | 2% Mol
FEEE | BEES | FR

"4 HR &% i i

PRAER A, VEME R HTIT (CFA), AT
TURAT AR B IR A 5] 24T SRl T
Gy 2013 4 5 AN ESARAT I
HIRAT, JHMEERTE IR RS 6T S E
L, PR SR R, [ IR S T A
ZH, 2020 7 H & 2023 4E 12 A4EH
1B & R4 PR IR A 7 [ 2 I 25 3 4
o g PR, HATES . R REERR
ii&ﬁ = > P
o S0, 2023 5 12 H &5 )7 1IF & H &
Lo [FRATEU (2023 FE 5 H 15 » . N
[X 15 % - 125 |&% A PR T e Wk i S5 vsaT

[ S WAL Ak

st I B BT BV R A
s B 2021 4 1 A SRR, (17

HERLAG AR R RS FIEE
HEMAGFHFRIEFR T RS HIEE
Hw R A fior 8 R XuF A w4
HEZP, 2021 1 HFE 202347 A,
AE 7 I & HE R Al A 5 75 B UF F7 45 % ik
SHEZP. 2021 £ 1 HZ 2022 4F 10
HAET7 B & HFER G U R 5 i 4




J7IE & FRadE S TT 6 KR 2024 55 3 RS

e, 2021 9 ARMEWR, /£
75 1B S F R M Al {3 5t 27 B UE R o i 4
HE2, 2021 4F 12 A EREAR, (£
J5 1B S FHRRE 3 N H e BT U AE
KW RESF ST, 2022 43 AZER
F IR, AT 1B & FAa T — 4w Wk i
IR GRS IE R T R S R 2 P, 2022
6 A% 2024 4E 6 A, {77 IEE HiF .
3 H € TR o YR F# 45 5 Bk e i
&P, 2023 45 ARIREWIR, £
1E & Rt — 4 I U R AL ke 5K
WEHRRRIELILE LI, 2023 F6 AR
35 WK, 427 1E & A 3 A H e T
B RIE R R IS S A . 2024
5 AR IR, A7 s HEA 3
ANPGRS R R e R 4
2P,
e L “AREREIH” A “BARH I 230l 4a 2 =) PoE i e AR H SRS H 9.

2. WEF MO I SGBEMAT I 2 GIEFR AL MO G AR BRIRED IR R E

3. AL G ) Bk e BRI ORSAR AL 53 50 BRI e s A B

4. 1.1 BURFRAER LB 8 B vH R 45 B 20 28 3 2 S 20 080 ) o B8 O 7 R O
A4 35 A TR B

4.2 BENNREH N AR SIS EEMTE RN B A

WEHIA, A E R ST RIE A e S RE, AFEWSEEH . Bl
v RAE RN R S BRE I E R UR, AE A T XA R A L, O SRe  BREA NUER R
KAat. AREGIBREHATEH REEENMIEE SR EMAE, TEF LSRRG AR
AT A

paic3

Bk

4.3 A PR GER B

4.3.1 AP35 % B HHAT B

AW, AR BB IAT T GIEF B G A A 2T A8 5 R4 32 L) A (7
TE 5 FRRE G B B 7] AT S BE ) O, I RGN 1255 3R AE & 55 3R 5 A 4
S ATFHAT, A TR T B T SR 4L

TERLR VRN TP T T, ARG B BN BT T 55— I H A BT 90 B0 5 0 4 2 w06 FA %
PO RAR IR RN Gy RAGIETE , B RS TT A TEIREU 7005 B B @ W SE R 9 ik 5 7

N

Sr

% 500 % 11T




J7IE & FRadE S TT 6 KR 2024 55 3 RS

A TN B BRI L, B A 50 SR AR A ST AR R 73, et sl
FERBGEH A B E R ERRHEHRRE R LRSI, B AR E. fEAR,
BRFBAG &7, AR H A2 P2 [ G A5 5 45 B RAE AT BHE BAH LR &

FERZ G PAT R, AHESEHNTATEPLHHE, LML 2g BN AT
525 REFHAZ IR ARG, ARSI AU ™A% AT P B 48 2, BRER A T XI S R & X T
R PIAEIRINL Gy, FEHA TS 5 RN S AN 5635 1 HH RS BCA LA -

4.3.2 RERZZATAKE TR
AT A N SL TN R H A PRI, RS N R A IA R G AR ZHIT N

4.4 MERNESHIBR T RIS IESHr
=FEGTREARERY, T AYR 8 AhH, A ETEERII IR EMR, RATHAT T
NIF M IRAESE— RIIMR AR, B AT 7 RIIE IR 5 QR N [ AR SO
bR, FEBE MBCRSHEMBEAT 120 T, SHIIRA R E IR K TT. A8 A M, RITIF
AR K BT RRE R R AT I PR R A RS FFREAT T iR A il e ] 141, WCEE R AE T AT S E BT
BRI . N9 A, KAk RER MTES, EREDIHUN T PGEAEMR, E6E k%
FFARBRBEA R Gl st 2 ST, EHAZEEY . 9 A N IAT AT 2 U0 A1 B B R A 1R
e RO N E AR SR, BB T PR T USRI B R A, G R B
PTG, A2 P U A5 i T, RS2l 2 h 2R T AR e B A I3 A 2230 AT 657

4.5 MEMAEEHV SR
ARG (K2 WP SERIE W “3. 1 LEMAIRbR” K “3. 2.1 RS MPUFIIHEK
51 35 RV e A B 1 LU 303 40

4.6 MEMARSRE ANBERE ST HETE i Y
AR S AR S AT AR 2 G P A N B < W 7 1 (B T (16 0L

5 BEAGHRE

5.1 MEMREEH=HEHNR

Fe hiH &8 o) B SR EE] (%)
1| B - -

Hrpe - -
2 | ReH®E - -
3| e # Bt 3,821, 955, 892. 19 96.91

60 3k 110



J7IE & FRadE S TT 6 KR 2024 55 3 RS

Hrp: fige

3,821, 955, 892. 19

96.91

B SCRFIE SR

BRI

BRI R

TN A Bl

<

Horbre SRl 1 SR GR 15 G Bt

i

W

TS H & e bt

1, 610, 748. 02

0. 04

120, 182, 010. 46

3.05

o |

e
i

3, 943, 748, 650. 67

100. 00

5.2 MEMIRZATI A RIBERRAS

5.2. 1 MEHRETUW A RIFEAREREAS

AT A IR R FFAT ISR

5.2.2 MEMAREAT L R BRBREBRFRRAE
ACHE G AR A A R AT W I IS B

5.3 RN FME o 2 B FHE EO A KNP IO B B B 4

5.3. 1 MERIEA FMME o 2 B B LB K/ N U BT 22 R R
AEE G AR IR AR A BB

5.4 MEMREMSF MBI RNRFEHAS

5 i 75 s ARME o) b 3G T I E L (%)
1 X fii 84, 310, 233. 96 3.34
2 PAT AR - -
3 SRl g 3, 264, 366, 872. 62 129. 37
Hrp: BUEME &R 1,073, 098, 043. 83 42.53
4 Ak fii - -
5 i M i 1 i % 5 - -
6 W SR s - -
7 AR (T AZ #ef3t) - -
8 &) VA7 B 473,278, 785. 61 18. 76
9 HAh - -
10 it 3, 821, 955, 892. 19 151. 47

5.5 & HIRIEA R E SE ST E IR F R T4 B R B B4

Fa | B | BRAKR |[BE K | ARME Oo) | HESREELE G
1 240405 | 24 RK 05 2,000,000/ 204, 428, 767. 12 8.10
2 |212380008| 23 &4Tfi 01 | 1,900,000 192,535, 360. 00 7.63
3 | 2328009 |23 H{E4RAT 01| 1,800,000( 184,028, 725. 48 7.29

870 3k 11




J7IE & FRadE S TT 6 KR 2024 55 3 RS

23 M fs 4RAT /N
4 | 2328002 RAERAT 1M 1,300,000 133, 163, 879. 45 5. 28
fit 01
24 VL HRAT
5 |112411081 ;i;i:?‘r 1,300,000 127,643, 671.64 5. 06

5.6 MEFARIZA RME GBS H = 15E LU RN HEFF BT+ 48 B SCRAESR R
e
AT GAIR I IR ARFFA B SRR SR

5.7 & MRIEA RN E SESF ™ HE AR NEF R LA &R B H
ARG ARG WIRARFFA SR/

5.8 & MR A RHE HES T 1#E IR KB A BGES B 40
ARF G AR IR AR ARG

5.9 MEMRFEERFEERPRZ A HRIA
AR G A A AR AL BE [ 5 9 6

5.10 HEAASMEIME

5.10. 1 AEESH R THIESFHIRIT EEAPRE HIPHEMITLRAE, =K
FERERB HI—FNZBIATHER. LHKER

AR ST RIHTHRAEFRRURAT BT, SSERAT R AR AR PERATER A R A A
TEARIT I AT BR A 7] BN ERAT BBty A3 BR 2> =) b A i 75 2 il I AT — 52 A 32 B
BT AT OL. RN, AR R A S OGEAE I EOR, R BN G ]
g, TEARHR T A GRS IR R LB B

5.10.2 EEREMI T BRERTEHE S RME K& IERERE
AHE G WA R BB

5.10. 3 FHAhBE = %
F5 b4 &/ o)

17 H PRAIE 4 -
I SCIE 5597 B K 120, 182, 010. 46
EYSCF -
AR 2, -
JRZYAT HA ) K -
Fopth B2 YSEK -
Fopth -

N[O || W ||~

£
0
=
b
=1




J7IE & FRadE S TT 6 KR 2024 55 3 RS

8 |ent | 120, 182, 010. 46

5.10. 4 REWIRFFA KA T BOAK AT 5B 65 A4
AHE G AR IR AR FFAT A+ Fe B v] 3 4 5155

5.10. 5 & HIARAT 14 MR FAAETUE SZ FRIE OL A i B
ARHE G AR A1 44 IR 5 e AR LIRS PR L

5.10.6 HBAGHRE ERHANSTF RS
GENUECEION USSP R pap A LTI Ze Rt

§6 JTRAZE SRS

HAL:
i T ST A B A 2,503, 739, 819. 72
i 35 30 1 1) 35 4 R A 47 01 -
R R I A ) 25 e B [ 47 A -
i 75 T HA 5] 2 4 2 AR B A0 (47 Rk
DL “=7 3D
i T ST R 5 A B A 2,503, 739, 819. 72

Ve B AR B FAR AR, B (] 47 B 4 0

§7 ZeEEANZABEARERBAEEFIL

7.1 ZEEEAFFEESHBRIHER
AARE A SE G BRI B A 58 e A R 4

7.2 ZEEENZHER R SR EREST 5 HH
At AR A8 BN RS F A B e B A R <

§8 MEPREERBE S REFSFHHBIFR

FAT G0 M 4 BRG] R B
i 2 0 K 7 EO A
TR HRREEE e | IR Bios) |

H 4o A JE|10, 001, 375. 07 0. 40j10, 001, 375. 07 0.40 34




J7IE & FRadE S TT 6 KR 2024 55 3 RS

Y - - - - -
*

i - - - - -
AR 10, 001, 375. 07 0. 4010, 001, 375. 07 0. 40 3 ﬂf
§9 B HERRNEMEERFR

9.1 EPHNE—BEHFAESHHELRAR T 20%H1FE 7
m T W P e BT T R Rl S
%
FEAT e AL ‘

n g A
;iﬁ%‘ﬁﬁﬁﬁﬁﬁ%% ﬁg fg gg A “?ﬁw
i FO B [ X [ : o : '
Z]L 1 20240701-20240930(2, 493, 738, 444. 65 -2, 493, 738, 444. 65 99. 60

7 AR A

B [0 35 A PR 2 P s <A 0

PEO7 0 SHAM A G &I A LR G S RS

R ES R EPNGIE
FER DL 35 R 2 e il P s I B KR I AR &,
ARG B L[] e A 4 B B SN A TAF HRFEAR T T 7370, Hnl feih 4% Huz

AR GAER AT N AL B — B A S e WL 08 2 o 1 B < A A 20% K, AETH
Sy AEAS R BT OL T, QB SR S [Pl s R e ], R RE S SR IR SR E R R, B2

G FE B RS T RS, JE e PN T RETCIE S AR I B < B2 7 E eIk I

§10 &£EXHEZR

10.1 FEXHEF

(1) A [EIE S S v e SE AR ) S 1
(2)
(3)
(4)
(5)  FEGEHE AL RS

FEE N R AL

ERIL7NICE

(6) B

10. 2 FF/RUHE R

B BOCIAF T T B BN/ B 0 N AT

10. 3 EREAFR

7 1E & F et — 5 WP UG AGES
7 128 Fkata — 5 WIT G AUk RS
7 1E & FS e — 4 € WIT U o3 ARG IE S350 BT

KBRS
oy
tt

Bt n] B BONA/ B AT N IR I 0 2 2 B 46 B o SR AR R, et

R £ BN [ P AR 25 A SO R AR A B BN

o100 o117




J7IE & FRadE S TT 6 KR 2024 55 3 RS

HIEERESEHEARAT
2024410 A 25 H

i

Follp 3t 11

=

N



	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的国债期货交易情况说明 
	5.10投资组合报告附注 

	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8报告期末发起式基金发起资金持有份额情况 
	§9影响投资者决策的其他重要信息 
	9.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 

	§10备查文件目录 
	10.1备查文件目录 
	10.2存放地点 
	10.3查阅方式 


