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TE:

1. 2008 4F 11 H 11 H, #ieds 2 E 2GR E800 2 v Hi e e s [ 4
R4

2. 2010 4F 12 A 16 H, FiE a8 R T L A= hEEH R 5
LA HETE 44 T 2010 4F 12 H 16 HIH T A%

3. 20134E2 1 Hiig, A4 2016 456 H 1 HATHL ST LI b 5o “X
FKE I E AT+ (X0 R EERE AT EAGEE , BEHR X #F
B E A 2+ (X0 *«PEEZEGTE () 7 o GBS AR
T 2013 4F 1 H 30 HBHT A

4, 20154 4 H 1 Hifg, AH4 2016 46 H 1 HATENEG AR MER R “X
*EIHE A AR+ (X0 *REEG AR (&) 7, BER X %
MSCI 1 [H A e + (10 =i &8 (B 7 o ol ik
B EF 2015 4 3 H 30 Hidk T A,

PUBLIC - 34



TEAEEAT 2016 A i YIRS IE 27 430 B8 2k <o S T4 52 ) 5 4 22 2015 55 2
ki

(=) 20164 6 A 1 HigWE it
2016 £ 6 H 1 Hig, AR\ GitbRE = RITIEIEZRAZER (BiE)

PUBLIC - 35



TEAEEAT 2016 A i YIRS IE 27 430 B8 2k <o S T4 52 ) 5 4 22 2015 55 2
ki

T ZEEH R R RFE

AT — R A AL G, RS 5 KT 2 5 558 5 H A 1] IR

B, I IE 0 AT RS S5 AT, F AR Oy AR XU (1
R B A G FEIRIL B AR IIFRAT H ARSI BRIA B CUE, A I G A OIS
I

PUBLIC - 36



TEAEEAT 2016 A i YIRS IE 27 430 B8 2k <o S T4 52 ) 5 4 22 2015 55 2

el

T EeHRRAGHRE

BB HANEF S MEFRIERE SR GRS PR bR A R
CH R PUERRR B R, JFxd H A A A IS AR VE AN e Bk AR E 501
SOE TUES
B MIE N——SCIEHAT B A BR 2 "R AR & & FAUE, T20154F
AF20H B 1 Al I S5 fabn . ERIIAHR A SR EFANE, REE
BN BN RO 1R SRR 8 H SR .

I G R H A GG WIS 2016 HIHERREIH 31 H k. Akt 4
W35 SRR G T

1 WEMRESEHHEHR

Bt

&>
i

4

Bt

g

o — SE So9s8rions
F5 i H &H o) H (%)
1 &R A 34,457,881.21 12.22
Hdr: E 34,457,881.21 12.22
2 [ 5 WL i F % 218,519,654.94 77.49
Hrr: iz 218,519,654.94 77.49
B SCRRIESR - -
3 b R - -
4 & BT A AL R - ]
5 YN e 10,000,000.00 3.55
Forbrs ST R 1 SN IR ] ]
BeRE ™
6 PUT RS H &G 1 2,466,366.82 0.87
7 FoAh 5% 7 16,561,106.30 5.87
8 At 282,005,009.27 100.00
2 WMEMRIZIT VD RHBREREHE
. - _ i 4 B
A ATk AfOE (o) 1)

PUBLIC - 37




TEAEEAT 2016 A i YIRS IE 27 430 B8 2k <o S T4 52 ) 5 4 22

el

2015 4E55 2

Z S N O EEN |4

oo}

R

il pEa4

32,309,807.21

w)

I 0L IR BOK A
ANHERL,

SN

LA F AN

ACEIBH . A ATHEEO,

T(Q|=|m

ERERIE L4

SR BRI BER
55l

el

113,250.00

Byl

A ST 55 ik 55 )M

0| A=

BHARE MBS

z

TR FRBEAT 2 3 ft e
N4

o

JEERARSS  ABERN AT AR 5%
b

AH

PA AR TAR

A AR E AT RO

2,034,824.00

0.73

wn|=m |0 |

G

it

34,457,881.21

12.37

3 MERIREA RMHE G EE T3 E IR/ HEF R R+ B R B R 4

| g
e | mmin | mman | ww gp | 2T 0P e
(%)
1 600579 R 618,900 8,237,559.00 2.96
2 300169 | RZHFHM 580,663 6,706,657.65 2.41
3 002102 | wEARA A 504,723 6,702,721.44 2.41
4 000612 | EEAEFT 250,787 3,082,172.23 1.11

PUBLIC - 38




I B35 2016 2 A FIFE RSB 38 ST 3509422 2015 45 2
2

5 300255 | Lzl 50,051 2,271,814.89 0.82

6 300291 | HEFEEN 41,800 2,034,824.00 0.73

7 002180 SR 50,000 1,625,000.00 0.58

8 002366 | FHEILM 30,000 1,356,000.00 0.49

9 300028 | &R 26,000 996,580.00 0.36

10 002038 | X Zl 13,500 729,000.00 0.26
4 WEREGEFMF S RORFRELE

. _ i 4 B i
Frg {5197 i i ARME o B %

1 I 2K 53 77 ; ]

2 JAT AR - -

3 b i 99,693,000.00 35.79

Horprs BURME SR 99,693,000.00 35.79

4 i 61,192,818.40 21.97

5 AN % R B 5 20,074,000.00 7.21

6 Hh SR - -

7 A H A5 37,559,836.54 13.49

8 oA - -

9 At 218,519,654.94 78.46

5 & HIRIZ A FRME 5 G T 3E LI R/ R4 B BT 48 e 3R B

- N
| s | ppam | O BRI GO

(%)
1 140213 14EJT13 200,000 20,000,000.00 7.18
2 060201 06E 101 200,000 19,832,000.00 7.12
3 124086 12i& @ % 100,000 10,279,000.00 3.69
4 080216 08[E JF16 100,000 10,218,000.00 3.67
5 130240 13[E JT40 100,000 10,164,000.00 3.65

PUBLIC - 39




TEAEEAT 2016 A i YIRS IE 27 430 B8 2k <o S T4 52 ) 5 4 22 2015 55 2

2

6 & HIRIEA FOME o2 & 313 E EL IR/ N HEA BB+ 48 B SCRRIESR 3t
BEEA4H
AT AT IR ARFFA B SCFFIETF -

7 WMEBIRE A RNE GRS R HEHIRDNERF R L2 R R ERE A
AIEGAMEHIRRFFA SRR -

8 MEHIRIL A RME G EE T 3E EL I R/NHRFF B BT A8 BGIE S B
ARSI AR IR AR R BUIE

9 MEMIRAZESHT MR 2 F AL
9.1 MEWIRAE SBH KRR R FF R A5 2 B 40
AIE AR IR AR R IR dE 01 6

9.2 FEEHF BRI KB FBOR

I AR AR R FFA BRI L

10 WEMIRAFZESBF W E RS E LA
10.1 A S8 E RS KRR BOR

AT G AR IR AR R B UL

10.2 #REHIRAE S 8B 1 E U 5 S Mt i B 4
AT G AR T IR AR R B UL

10.3 AFEEHH H R KSR PO

AT G AR T IR AR R B UL

11 BRHEAWEME

11,1 4R35 HA I AR I G 3 TR I 1 44 UE I3 IR R AT E AR A A H I s 3 ] o
FAE, BHEMRE gt DR —FE N Z B AT ETT . AT

11,2 ARIEGEBRIHT-H IR, WA G Tl RS S FRUE Sk R E R
SRR

11. 3 HoAth 8% 7= 44 1

PUBLIC - 40



I B35 2016 2 A FIFE RSB 38 ST 3509422 2015 44 2
2
FF5 HFR &/ o)
1 fEHARIIE 39,283.02
2 IR 77 Sk 12,723,906.39
3 INAidiie) -
4 VA S & SN 3,769,639.80
5 AT HR 28,277.09
6 FoAth SYR -
7 2 H -
8 oAt -
9 it 16,561,106.30
114 s AR FFA B4 T IS P v 2 £ 2 B 240
b B B
75 i | iR 2 SEMET) H{E o
(%)
1 125089 IRMLE: it 9,940,706.54 3.57
2 110023 B AE e A5t 8,236,200.00 2.96
3 128005 FE LA 1,942,070.00 0.70
4 128008 SR £ 1,791,475.00 0.64
5 110028 T IR f7it 811,050.00 0.29
11,5 455 AR A -+ 42 IR 55 v A7 78 It i 52 BR AR 00 1) 336 )
o | MR | R ﬁﬁﬁim IS
i (12 e B (o) Ut B
(%)
1 002180 SR 1,625,000.00 0.58 %ﬁ@ii

11. 6 BB AR BT A HA SO 7 Fid # r

AP0 IR, A E G T, HE S R I A At

R REAFAE R

PUBLIC - 41




TEAEEAT 2016 A i YIRS IE 27 430 B8 2k <o S T4 52 ) 5 4 22

2015 4E55 2

5
+=. ZEEHEST
S BN R LSS Bh iR ot i R U RS A 2 B, HAS
PRIEE G R E A BE RS ACRIARRIL. B5E X, 35
TEAE H BT DR ST AT ML A B 352 A S ) 48 52 1
(—) EEHBUHEN KRS F LS R % R
NS =R3E 2
LK | ML [
O | ere |migse[FHEFE 00| 0©
BrE XD
2006/5/23-2006/12/31 43. 48% 0.77% 19. 92% 0. 68% 23. 56% 0. 09%
2007/1/1-2007/12/31 68. 24% 1. 12% 64. 11% 1. 01% 4. 13% 0.11%
2008/1/1-2008/12/31 —25. 16% 0. 95% —24. 46% 1. 22% =0. 70% =0.27%
2009/1/1-2009/12/31 22. 25% 0. 76% 33.97% 0.71% —11.72% 0. 05%
2010/1/1-2010/12/31 2. 95% 0. 65% 0. 52% 0.47% 2. 43% 0. 18%
2011/1/1-2011/12/31 -9. 82% 0. 45% —4. 38% 0. 35% —5. 44% 0. 10%
2012/1/1-2012/12/31 -0. 02% 0. 30% 5. 00% 0. 28% =5. 02% 0. 02%
2013/1/1-2013/12/31 2.33% 0. 56% —2.83% 0.23% 5. 16% 0. 33%
2014/1/1-2014/12/31 17. 46% 0.41% 10. 29% 0.17% 7. 17% 0. 24%
2015/1/1-2015/3/31 4. 16% 0. 59% 2. 28% 0. 18% 1. 88% 0.41%
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1. #HRESEFRMLE, BRERESEFRAERH (20065 A 23 H) % 2007 £
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5 H31H, AEESFEEELGIN: KRR~ 0-65%, [EEUaidss
FELE 35-100%, A4 RS A RN HEAET 6 NMH W TEREE, #ub
2006 4F 11 F 23 H, AFEEH& D 0T LA Ok 2345 R 208 ).

2. RFEEEEFENLE, H2007 46 A1 HiL%E 200845 A 31 H, Ak4
(RGP e B Ry BEEZ2R P~ LU 0-60%, [ 5 U 35 28 %8 77 Eb 451 40-100%.

3. MIERESERMNLE, H20084E6 1 HEE 200945 H 31 H, A4
(% =T B LU R N BB R = gl 0-55%, [ e e ai S % Pe LL ol 45—
100%.

4. WEEESEFRNLE, H 200946 H 1 HEgs 2010 45 H 31 H, AK&
% =T B LU R N BB R = sl 0-45%, [ e e as S = LL il 55—
100%.

5. MiEESEGFMLAE, H201046 7 1 HE=E 201145 H 31 H, AHe
% =T B LU R N BB R = sl 0-40%, [ e e as 8% 7= L 60~
100%.

6. MIEHESEFRMLE, 2011446 H 1 HEg® 201245 H 31 H, AH4
(% =T B B R N BB R e = sl 0-35%, [ s e i S % P= LL 3l 65—
100%.

7. WRIEHELSEFMLE, H20124F6 H 1 Hiig® 201345 H 31 H, A&MH4
% =T B LU R N BB R = pl 0-25%, [ e e as 8% P Ll 75—
100%.

8. MEEEERIMLAE, H20134 6 H 1 Hid® 201445 H 31 H, AK&
% =T B B R N BB R PE Epl 0-20%, [ e e s S P2 LL 3l 80~
100%.

9. MIEHEEFMLE, H20144 6 H 1 Hig® 201545 31 H, A&EE
(% =T B L R N BB FE sl 0-15%, [E e Wi 8% F= LL ol 85—
100%.

10. HRIEHEEEFFLE, H201546 H 1 Higs 2016 45 H 31 H, AE4
(% =T B L R N BB R P= sl 0-10%, & e e as S8 %P7 Ll 90~
100%.

11.  FHEE&EFEAMH (2006 45 H 23 H) £ 200745 A 31 H, A&FEEH)L
SRR UE = 45. 5% X B A E A 48 454, 5% X Hr e L TE S ¥ A T [ AR 5
WS A FRZ%E, H 200746 H 1 HiEgE 2008 5 H 31 H, AFEEHL
AL LR N 42% X B S P E A 448 +58% X HT A I v SE A [ 4 i bR
; H 200846 H 1 HELE 2009 £ 5 A 31 H, AIEEMVG LR RN
38. 5% X ‘E I [E A 4238 +61. 5% X Frip i SE A [H 44 B 2009 4
6 H1HkEAE 201045 H 31 H, AEEINGHRIEEREER: 31. 5%X &
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H[E A 42358168, 5% X Fr R E ek A E A fiEE; B 201046 H 1 Hig®
2011 4F 5 H 31 H, AIEEMNS LT 28% X & hf HHE A 245+
T2% X e ST A E A fitdEd; B 2011426 H 1 HiEEZ 2012 45 H
31 H, AEEHai b 5 . 24. 5% X B E A 448+ 75. 5% X Hite
B AT EAMFIEE. H201246 7 1 HEEE 201341 A 31 H, A¥4
[P LI HE TR R . 17, 5% X & B R ] A 448 +82. 5% X Fr e S Bt A
E 4 fiied. 201342 A 1 HEE 201345 H 31 H, AIEEAN SR E1E
PN “17. 5% X B A E A 4245482, 5% X i Hrer a8 (&) . 2013 4
6 H1H&E2E 201445 H 31 H, AREEFNLSTHCEFEAEREE Y “14% X & i
A 48 486% X s A e (M) . 201446 A 1 HiEEZE 2015 4E 5 H
31 H, ARELEILS L FUEAEE N “10. 5% X &I A E A 448 +89. 5% X Hii
Brep e () . 2015483 H 31 HiE2ZE 201548 5 H 31 H, AFEEH)L
LR LL R HE N “10. 5% X MSCI H [H A B FE21-89. 5% X HfiiH 25 & Fa 2L
(&) - 20154FE 6 A 1 HiZE 2016 4E 5 A 31 H, AIEEM)IL St b 3L HE
N “T7.0%XMSCI F [E A BEHaE+93. 0% X i i & (i) .
12, BRI AHENE KRN TR OS8R & i R SR S I AR I 5
IR e o R AL St b A R N 2 R T AR AL AR B R A AR A i
TEM S B A R i S A R 2
13. 2008 4= 11 H 11 H, #ried @ E AR H0E 2o e U e 5 A [H 4
TR
14. 2010 4F 12 A 16 H, #EENHE A 2fHEL NERHE A 245,
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(7 LR A7 RAE T BAAI R LA 2%

(2D EESFATHRTE. THERERN AT R
(1) BE4H P M H 9k
AIEE BRI T

) B A PR B R
HEAFENCH (FREEFRAEMCH)) 2
2011/05/31 (& 2011/05/31) 1.50
2011/06/01 (5 2011/06/01) % 2016/05/31 (&
2016/05/31) 0.75
2016,/06/01 & (4 2016/06/01) 0. 38
BT E LW
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INNEIPE'S FEFEE TR %
EHEREMZH (FEREERTERZ
H) 2% 2011/05/31 (& 2011/05/31) 0.25
2011/06/01 (& 2011/06/01) =
2016/05/31 (& 2016/05/31) 0.20
2016/06/01 & (& 2016/06/01) 0.10
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D AR S AN i & RSB AL PSS
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THESEW P ST BT ARG R .

(MO BEHFHT “F— BEMEE” 2 “ (T WEIHEREE" 1IMHE R
(L) AfE “— FEEMIE” P 7 RERRHAEGMSE RGN
2015 4F 1 H 1 HiEE®= 3 H 31 HD &

(N0 AR “F0 EERLE R T BRERESRARE (2006 45 H

23 H) 2% 2015 4F 3 H 31 HikmRE e SR MR, JHEH TR~ IEN
1R Sl S LI v

(B BT =L NESMEETAANRS” 2 ¢ () BEREERS”
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