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2,097,799,523.51

o 1284 H K

2,321,537,450.89

2,119,292,044.60

4,440,829,495.49
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2. LI RIK -1,515,693,773.96 -827,336,198.02 -2,343,029,971.98
DU A 3 o) B 4 3 A0
A NG = A )
EHEZ) GRERD
DL 5 3151
i WIRFTE#ER G
(EEEED

1,379,217,587.09 1,137,209,325.76 2,516,426,912.85

IR PR 9 35 AR LT 70
KRGS 75 7.1 2 74, WEREH FH 7Tt ANEE:
HEEHANNTIA: BB, FESU ARSI &8, ST RITA: K%

7.4 REME
7.4.1 BEEEKRER

AR ERR Y By RO IE B R A BE SRR B R (DA T fRIRR AT 57 28 v [EHIE 77 B PR %
S (LA fRTFR < EHIE 23 iE B VF T [20131930 5 (O F A% e R BEMR I AL ) ) R GGG B VR A B 55
BRI S IEENMA) A, B AR S EAA IR A FKIE (e N IR ERE S35 7 3 401
AR ERAR LA S ) RIS B R A AUE A R B SRS S ) MOt ATFIHE. KBS NFHLARIF
R, FEIIRAE, B IRBOLFEAEFR NG SF) BS54 1,520,751,040.58 76, k£ 45K
T8 R S T 55 i CRPIR 18 A5 1K) ARk i R 36 (2013) 56 731 S IR B T AR IE. £ f
EHER &R, CRRERE NS ) RIEEEIR G LR RS ES ) T 20134 11 H
25 HIERAERL G RS H KRGS 1,521,145,219.93 4 G040, iy gt a7
BATE 394,179.35 (3 S dil. AEEE IS EHNN FRERESEHARAR, ESFEEANN
Hh 2 B ARAT IR PR A

RAE (hie NIIEMEREF 51 3 05) M (AR BERR B 5l ) RO I B R A BOESR R i
HEEF) FARME, ARENBFEEDYEA REFmsh et TR, SE A wRE AT B
RIS CE /M BAR fe HoAth 22 b EIE M S e BT RIIER ) Bir(E IR s . AT fis
B G AT MRS TR TR BOE. B SCRRIESR . BRI DL Rk
A EIE 2 SO VR G P BT A H A e TR (AT & o EE M S AR RE ) . AN B BB

GBI ISR ISR T 0%-95%; HARFRE TSR hmigp LR, BGE.
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PO SCRAIE R SR TR BUEREE 2R E 5 B 0-3%; B 5 H HALEMBRIE I 6t &
AFTHNNA G RAIEE R, DR IEEEI H AR — S AN WBUR G MR T 2 e 5 E
5% AFEG RNV EFEREN: IR 300 15 B Z < 80%+H it B FiE Bl 2 F < 20%.

AW 5 AR MRS G I HE G BN BRI B A IR AR T 2017 48 3 /4 29 HtbEdRk

7.4.2 STHRREI G A

ARG IV 55 4R R AL BRI EGHT- 2006 4 2 H 15 H A& LU AR ARG ) (ko vk ] — B A v
WY+ AT A S T HE N SR RRE (BA R SRRl 2 v HEN) o EE R 2 AR ) CUEZ3 4% 55 2
&f5 B EE XBRL Bt 5 3 S<S RS MEE R E>) P EIESRBBE el 22 (LR e
2B ) QIEFF RS e TS 51651 (BRI ) RIGHCE R & 1Y
EFF IR I G R MAEM 5 RR M 7.4.4 Frals b ERE R 2. EE S o K ATHA
RINRE I FLVF (5 AT ML SE S5 HR AR Gl o

7.4.3 BEAML S THEN B oAt SR e 7S B
ARHe gz 2016 FEEEW SSARRATE b 2 THHENI A ZESR, FOse, e B et 1AL 4 2016 4
12 A 31 HEW ARG LA K 2016 45 (287 1 SR AN G AR Bh G L 25T K5 2

744X R EHPRAKSHBOR. TSR0 —FEER GBI
AFEG AR IR T BOR . Sttt 50— I B iR A — 2.

7.4.5 STHBUSRM&THETHARE A R 2 IE K
7.4.5. 1= THBURAE KU
AR ARG AR KA ST BORAE T .

7.4.52 21 HETH R E I U
AR G ARG IR KA A TR

7.4.53Z B IERIULH
AFE G AR ARG WHE TE I ) ST Z R IE .

7.4.6 BiIR
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MR EGE . E XA SR HL[2004178 5 (WHEGH . E 5K B% 67 06 TS Bt R4 BLkis
SRAEET « WFL[2008]1 5 TR BiE TOUEBERKEERD) « WPBi[2012]85 5 (KT5K
it L7 O ] i R AL R 22 AN N TS B ECHRAT S i @ &)« W BL[2015]101 5 (kT LT AH
LT R 2 BN NPT BBUSAT S ) SR K@ A« TBE[2016]36 5 (LT A ThitE FF &8 LBt e 1
AR REAY  MBL2016]46 5 (& THE— 5 1A A HIHETT & OB G Al A SR BOR K38 1)
+ WB[2016]70 5 (R TEx ALY Rk A ke S BB b FR i) S H AR S B LA 52 55
e, EEBIBIRWT:

(1) 2016 %5 1 Hil, PURATHG T AGEEEF AR TEBALNGER, AMESCE L.
SRS B G BN 2R G R SR Z M RAEE LB B 2016 4 5 A 1 Hig,
Rt AN E BSOS B SHIESF P B8 R BN IS Y 2 g S S . iR e LN
FAEREIERL, XTE G 7 BUR T LA e i R AR RA SN IR A (A -

(2) FEEMIEZF T PRSI, BREEERE. ForlEMION, BRERBE. 2R
N R ALE YO B AN, B A A A3 AL

(3) XA KL B AL, B ARAT G5 I Al AE ) 5 < SOATRR I A0 A8 20% 11
NN WG LT AR RSB LA, FFBOUIRAE 1 DA UNE 1A, H
BB NRB AR E FRRRAE 1 AN HBLER 1HFEGE 1), Bk 50% 1 AR
BT AL ROV 18, R AR, MEEHFEN LT ARRER, WEs
WARIIBE « 2L, 358 EIRE TSR, RFBCI 18] B A4S FE TS AR ATV 1S,
LERN AR LR AL S0%TH NN FL R A  EIR T4 —IEH 20% B THIES AT a8t

(4) BT BIAE 0.1% B R BANIBEER A 5y ENERL, SR EEAMEWUBEZR A 5y ENFER

7.4.7 KEEHFRER

SR AR AR A
% f—“-’—"»} . Nai pA AN %/\ N
R S A IR A A <EEA ig;fm“ S
B (T TR 0 W o i (o R B ) YTy TNy
" B 2 LA IR A A D) el LI T
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JERR B 7 P (O R AT PR 2 7]

R NI BOR

AR AT 1 IR 7 (T R AUT)

B E B NIBOR Ll PR E A IR
NAEIBUR . e EN

I JH B8 A HAT PR ] REEEHANNTFAA

PR R A () A IR A F REEEHANNTAA
e EEEHANNRAR BigERMEFEA IR
:{'2]’\\ peran INF

J:{EIJ‘FL‘E}E%[KEAT é&ﬂ}”’i‘?ﬁﬁﬁ‘]é}ﬁj

REEEHANNRAR g EFRMEFEA R

i R 5 T D A ‘

g ER T Al A R A A AR AT

J.P. Morgan Investment Management Limited

A IR 7] 2 7

J.P. Morgan 8CS Investments (GP) Limited

B BB R BEAR B B (e )
&

S BN BR BEAR B A B (L )

A R w2 7

Vi 1. IR SRERAS S A 1 b 55 Bl N 4% — SRR Ml 2R KT 57

2. MM RAATT 2016 453 H 16 HRATN (LWl R R EHAT I A IR A 7 5T RAT B A
W) SR 72 BB BT 5 2 R B P SE R A ) s TR ERAT RAT BRI S B B SRS 5 i
2o [EHIE WS 2 IE B VPRI [2015]2677 5 O T A% E R AR R R ERAT IR A IR A =) ) it [ B A1
PR RIS RATBAN T SE R P (At ) #E. T 2016 4E 3 A 15 H, EIEFEE 5 7ML LRjALE

BTG, BT R ST IR T A A

7.4.8 ARG K EEET AR BB AL B
7.4.8.1 B KRBT 5B ITHIR S
T

7.4.8.2 RETHRIN
74821 EE&EHS

B AR
ENE AR RE AT EE IR
e 20164E1 H1H Z20164F 201541 H 1 H &20154F
12H31H 12A31H

2 A B < N SRS R B 2R

27,467,935.14

17,595,282.21

Horp: SR BN - 4E0 9

4,760,972.18

4,559,770.17

TE: SORFEGE PN B BERR I S B PR =] B8 BN AR 42 30— H 3 & 58719 1.50% 1
FRIUE, BHEUERA AR, %A, HitEAFAN:

20713471



AR EERR Y B ) RAUERC B IR S IR R L 2016 FAR TR

HEB AR =/—HEESE 28 E X 1.50% / JERE

7.4.8.2.2 EETER

A KRG
N AR AT B A
i H 201641 A 1HZ20164 20154E1 H 1 H ZE 20154
12H31H 12H31H
R R < N SCAS IR B 4,577,989.19 2,932,547.14

Vi SOREEAEE A R BARAT TS P A% al — H 3R & 57 3HE 0.25% E R iHe, 1BH
it ERHA AR, %A HitE A 08
HALE =11 — H ST HE X 0.25%/ HHERH

7.4.8.3 55RBKTT HATHRAT I RLTT B B 57 (55 B )22 5
T

7.4.8.4 FRETT REAEEHIHI
T

7.4.8.5 HISREXTT IRE HISRAT AR B S £ A B

Hhr: KRG
EN AR FE AT B 1]
KERTT 2R 20164F1H 1 HZ20165:1231H | 20154F1H 1H#20154:1231H
AR AR ELEEIISUION AR AR ELERIISUION
o [ R ERAT 77,677,931.44 1,940,926.61 | 203,906,984.42 877,158.34

T ARERITAR R STE N ERERRATRE, ZEATRNMEAR TS
7.4.8.6 ZEESFEAHEPNS E5XRBITAFHERHHL
T

7.4.8.7 FAhSRER 5 IV
T

7.4.9 $K (2016 £E 12 A 31 H) AEEFERNREZIRIES
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7.4.9.1 BAWHT A/ RAESS T T HIARFFA HIRE Z RIESS

EHAL: NRMT

74911 ZREHEH: BRE

UER SR B P BRI | BIRAE HE HR HR
G ZH WEH EH REY g | EBRA | (B B BA B i E S
601375 | HFiES | 2016/12/20 | 2017/01/03 | Fik LT 4.00 4.00 26,695 106,780.00 | 106,780.00
603228 | FHERLF | 2016/12/28 | 2017/01/06 | Btk LT 23.16 23.16 3,428 79,392.48 79,392.48
603877 K5 2016/12/29 | 2017/01/09 | Bk - 21.30 21.30 3,180 67,734.00 67,734.00
300583 | FEFEANY) | 2016/12/29 | 2017/01/06 | HifikAk bl 40.29 40.29 1,582 63,738.78 63,738.78
603689 | W RIS | 2016/12/30 | 2017/01/10 | Bk bl 7.87 7.87 4,818 37,917.66 37,917.66
603035 | WHEMAME | 2016/12/27 | 2017/01/05 | ik bl 10.44 10.44 2,316 24,179.04 24,179.04
603266 | KMty | 2016/12/30 | 2017/01/10 | #ifk Bl 14.63 14.63 1,562 22,852.06 22,852.06
300587 | REkBtr | 2016/12/28 | 2017/01/05 | Hifek kil 14.11 14.11 1,438 20,290.18 20,290.18
002840 | 4ty | 2016/12/29 | 2017/01/10 | #ifk Ll 6.55 6.55 1,814 11,881.70 11,881.70
002838 | EREMHr | 2016/12/28 | 2017/01/06 | ¥k L 15.28 15.28 681 10,405.68 10,405.68
603186 | RIE#A | 2016/12/26 | 2017/01/03 | Fiftk Ll 5.37 5.37 1,874 10,063.38 10,063.38
603032 | fiEaciz | 2016/12/27 | 2017/01/05 | Btk L 5.81 5.81 1,628 9,458.68 9,458.68
300586 | FEWHH | 2016/12/26 | 2017/01/04 | HifA b7 9.30 9.30 1,006 9,355.80 9,355.80
300591 L 2016/12/30 | 2017/01/10 | HiEA ki 3.07 3.07 2,397 7,358.79 7,358.79
300588 | FusE{f5HE | 2016/12/27 | 2017/01/05 | HifA ki 4.94 4.94 1,380 6,817.20 6,817.20

TE: S nl i DA a4 SOT BRI ™, e FE W _ BB BT — Ry AUEEAT B i R Il . e
AR N — SR N B AL B G RET e, ARYE R 5 LT A =) BT W e, 7EHT
ERZE IR AANGE B il e NIRBEE S 5 _EINWIRECHET R, AHBERAC H
FF A b H 2 B AEE A ik,

7.4.9.2 FIRFFH KIERZESREZRBE
T

7.4.9.3 BIRMGF IERIEAL B HE AR KRR
7.4.9.3.1 HRATEITHHESF IEREE
T

7.4.9.3.2 R 5 i ds EEY

T

7.4.10 HEITEMENHr ot RR T Z R K HANE R
(1) ~nbhE

(@) & THARMMET =R
22

=
=

34

p=i
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NROMETH RS RITRIZ UG XA R E TR S R A R U A E TR B SRR IR
HRIE :

IR MRS B G R T 3 LR R B4R A
BRI BRES — R AN ELAMT O 587 B (o B RR BRI R WU SR R A AR
BRI RHSRBE B R AN AT I A A

(b) FFELMILLA S E TR G TR

(i) FERXEMIELRMNE

T20164E12331H, AIEEFATHILLA ot ETHE H IS T N 25t i il 50 h s 58—
JE IR RANT07,262,394.687C, J& T 58 2RI ARETN488,225.43 TG, ToJ& T 58 =2 IXHIR
(201512 H31H: —/Zk2,055,578,441.6370, i —J=1X214,400,379.1870, L =JZIK).

(i) 2 SCHHEFT IR = KR 1 oK AR S

X UESRAS 5 e LT AR A0, A ML K IR 52 5 ANE BR (R KR A5 I (K52 23 AN
BR)s BB TARAIFRATEEN DL, ARG A T H 22 5 IR RER HIIA] . 52 5 AN i R IIa] b
PR ST TRLRE AR S B AN 23 1) 2 SO EL AU SR — TR U AR At (7 1R B >R F) A T R0 g A\ AEL X
TRRMERIEMRERL, e MHRBEEM TR A AN R 2 R IIE 2 =R IR,

(iii) 5 =2 Fe (E AR BN A AL 5 850
To

(c) ARFFLEERILLA AT RIS T A
T20164E12331H, AREEARFFAIARFFE ML SO E TR A S5 (2015412331 H: [F).

(d) ALLAROHMETERERTA
ANBLZ FCHHE T 5 A0 e R 57 A0 A7 651 S B SRR LA g ot LK M 5 2 Fe A (e AR
ZAR/N

(2) R FodrEsh, BB R H AR S0 7 2500 ) Hofth 3 2 00

§8 BBEAGHE
8.1 HIRESF~AEHENR

SRRAL: NIRRT

B XSS

Fe TiH G
HIELB] (%)
1 S EhES e 707,750,620.11 88.23
Hop, JR2E 707,750,620.11 88.23

T

Bk
\7

2 [ S A i 5

'~
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Hr: figz - -

B SCRRIESR - -
3 gl L gty - -
4 S RAT A SR - -
5 SEON IR 4 il - -

Forre S = R 1 SN IR 5 4

A ' '
6 BATHHRGEH AT 51 93,548,594.24 11.66
7 oAt 25 T 5% 879,027.38 0.11
8 it 802,178,241.73 100.00

8.2 HIRIEATIL R RS RA S
8.2.1 A HIARALAT b 7 KA N B R &

SRRAL: AR

R PR
1RAG 3| Al

L (%)
A Ry Ry il - )
B KA 62,120,943.07 8.01
il 3E b 564,960,048.71 72.82
D LA I /8 N /S W&/ N SV L VA 4 37,917.66 0.00
E SN 15,592.23 0.00
F R ZF SN 19,247,757.00 2.48
G L@ B AEAHTEOL 9,458.68 0.00
H fE 15 2Ol - -
I e S EEOR IR S5 241,692.20 0.03
J St 30,158,497.60 3.89
K S5 H B} -
L AT AR 55 i 55l 30,958,712.96 3.99
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M BEEERE T AR S5 ; -
N IKFS FRBERIA L5 e Rl ] _
0] JE RS AR AR AR 55l - -
P HEH . -
Q TAERES TR ) _
R Ak AR B AR R N -
S Gia . -

Hit 707,750,620.11 91.23

8.3 HIRIA FME 5 FE 738 LR/ HE R BT+ 42 BER IR A
SRS ARMIT

i B
Fe | REA JE SR AR (k) AVIRIIED
E LLB(%)

1 300115 KB % 2,767,588 72,123,343.28 9.30
2 002456 KR HE 1,928,854 66,121,115.12 8.52
3 002411 Wb RER A 1,690,223 45,720,532.15 5.89
4 300136 E4EiEfE 1,475,966 42,065,031.00 5.42
5 603808 B Ak 1,181,988 37,929,994.92 4.89
6 002127 P LR 2,696,752 30,958,712.96 3.99
7 600497 Uth 7 B 3,589,500 25,234,185.00 3.25
8 002008 N3 1,027,929 23,231,195.40 2.99
9 000980 &5 1,516,365 21,881,146.95 2.82
10 600104 IREEH 921,175 21,601,553.75 2.78

VE: WEES T AR AR SRR E B, BB S 3T A & 1N i
(www.cifm.com) HJFEREHE 3.

8.4 R EHINBER R A S E RS
8.4.1 RTHTNSHUE I HIH)H S B 18 2% BRAT 20 & KR E 40
SHEURL: AR

o AT 2 2 B
FPs i S ARG = A R ZS IS DN o 7 LA
(%)
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1 300070 KR 221,364,489.95 8.80
2 002456 KR FE 210,534,241.83 8.37
3 600030 SRS 160,928,461.04 6.40
4 002400 BT 154,576,618.33 6.14
5 300115 KB % 154,065,520.74 6.12
6 300059 KT E 146,297,648.77 5.81
7 002450 AT Hr 145,424,210.75 5.78
8 002407 ZW% 126,039,254.05 5.01
9 300058 [ERER N 125,701,360.54 5.00
10 601688 ERUE SR 125,691,456.57 4.99
11 002245 TR E 118,832,745.13 4.72
12 000758 oI 1 113,178,853.91 4.50
13 300202 Rt 107,235,988.80 4.26
14 300207 JRHE % 106,696,366.78 4.24
15 600570 THA T 104,818,777.84 4.17
16 300418 ENEYAES 101,582,779.70 4.04
17 002709 RIGH KL 98,671,096.65 3.92
18 002440 8+ By 98,035,036.41 3.90
19 300182 TR AR 95,917,954.98 3.81
20 002081 G R 94,792,253.65 3.77
21 300203 FRHL 87,855,177.42 3.49
22 002241 ORIy 87,709,343.91 3.49
23 601888 Hh ] [ i 81,088,798.96 3.22
24 002001 HR 80,510,864.81 3.20
25 300352 L 5IR 77,549,415.05 3.08
26 002299 KRR IE 77,021,023.20 3.06
27 300068 [RERGENA 76,431,394.14 3.04
28 002236 KAE o 75,549,289.32 3.00
29 002714 Wy 72,259,587.66 2.87
30 002123 AW RAE 68,885,377.20 2.74
31 002292 R R 68,076,655.93 2.71
32 002276 Ji 5t 66,980,232.96 2.66
33 601318 [ S22 66,115,703.52 2.63
34 300085 WA 66,030,331.86 2.62
35 002155 e 4 65,180,593.53 2.59
36 000776 I RUES 65,159,155.81 2.59
37 002152 ]IS 63,501,058.75 2.52
38 002477 Eiidi T 61,979,832.69 2.46
39 600988 FRIG 4 61,856,224.44 2.46
40 600271 RS B 61,715,084.81 245
41 600048 FRF Mo = 61,649,352.93 245
42 000078 gAY 60,486,054.81 2.40
43 300124 TENHEAR 60,353,651.77 2.40
44 300408 =AM 59,098,763.73 2.35
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45 600547 R4 58,984,345.02 2.34
46 002131 BRI 73 58,916,312.13 2.34
47 002426 Uk )4 58,903,616.08 2.34
48 002518 Btk 58,836,675.94 2.34
49 002375 VS A 56,903,396.99 2.26
50 300017 WA 15 B 56,848,631.97 2.26
51 002043 REE 56,409,908.76 2.24
52 600352 AN 55,615,485.50 221
53 300144 RIH 55,612,411.47 2.21
54 300073 YFERHE 54,779,694.26 2.18
55 300072 = RIR 54,460,828.82 2.16
56 002601 (ERIEES 53,831,808.20 2.14
57 002411 Wb RER A 53,651,177.88 2.13
58 300136 (EESEEE 53,471,363.80 2.12
59 002508 A &R 51,386,736.62 2.04
60 600498 ED @ik 51,049,352.97 2.03

TE: CSEAEHT (BERABERRAT) | “SEHEHT (SR RERR) 3% R s & 4
(RAZ AN R UL B ) 1151, ARSI 5 e H .

8.4.2 RTH3E -G I HIH)H & B 1E 2% BAT 20 A KRR 4
EEhL: AR

o7 B 4 Bt
JF5 Ji ZEARHS, Ji S A4 TR AR R & P A LA
(%)
1 300070 KR 220,954,295.87 8.78
2 002236 KEWA 180,187,532.08 7.16
3 600030 H{EiES 164,965,337.40 6.56
4 002450 1S HT 158,295,341.60 6.29
5 002400 Bl 154,375,648.91 6.13
6 300059 KT E 147,027,056.02 5.84
7 002456 €Tl 143,280,605.22 5.69
8 300202 FN 129,029,134.29 5.13
9 002241 HOR WA 128,754,904.93 5.12
10 002407 E2 €S 127,619,460.61 5.07
11 002709 RIGH KL 126,414,900.60 5.02
12 300115 KB % 124,765,119.93 4.96
13 300058 RSN 124,280,593.14 4.94
14 601688 HFRUE SR 118,874,628.35 4.72
15 300207 FRHEIS 118,370,340.74 4.70
16 002466 RFFHN 111,360,162.64 4.43
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002245 U RES = 106,319,577.35 4.23
300418 B4 105,886,846.27 421
600570 THA T 105,612,835.14 420
000758 WA 105,013,899.33 4.17
300182 T By 95,122,769.84 3.78
002001 BRI R 94,185,012.73 3.74
002081 G R 92,950,535.53 3.69
300203 FRHL 89,797,328.51 3.57
002440 ESRSiigis 89,047,924.88 3.54
002717 U T el AR 83,296,388.14 3.31
002299 ERKE 81,588,286.90 3.24
601888 Hh [ [ i 78,011,013.35 3.10
002714 I Ay 76,299,353.37 3.03
002477 Eiidi T 74,895,021.35 2.98
600271 RS B 71,974,827.61 2.86
002123 W RAE 70,786,826.30 2.81
300017 WA 15 B 70,756,815.82 2.81
601318 Hh [ P22 70,075,958.57 2.78
300124 CNEEA 66,016,563.47 2.62
300352 B = 65,567,182.77 2.61
600804 S et 65,049,730.91 2.59
300408 =AM 63,533,887.46 2.52
300296 ) I 4 62,698,254.31 2.49
000776 I RUES 62,650,068.82 2.49
002426 JHE TR 5 62,586,533.61 2.49
600048 PRF b= 62,207,918.95 2.47
300085 W2 62,169,776.25 2.47
000078 HEAEY 61,078,418.03 2.43
002152 ]IS 60,530,532.45 2.41
002276 T35t 59,720,220.37 2.37
300068 [EERGENA 58,917,611.43 2.34
002131 I RR AR 57,261,991.72 2.28
300144 RIH 56,546,953.40 2.25
600988 IRIGE 4> 55,932,289.83 2.22
002155 e 4 55,832,984.24 2.22
600352 WL % 55,492,157.24 221
002273 KA HL 55,473,678.64 2.20
002518 7 53,736,336.80 2.14
002626 SR 53,195,537.98 2.11
002375 VS A 53,058,843.86 2.11
603766 Ve 2% 8 H 53,038,374.58 2.11
002601 (EEINSS 52,801,210.17 2.10
000558 EaryuN=} 52,320,659.40 2.08
300072 —RIMR 52,271,840.55 2.08
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