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7.4.7.7 RfIR G FHA

Hfr: ARG
. ARIAR FAEER
2016 4 12 1 31 H 20154 12 [ 31 H
A2 o BT 3 AN 52 5 B H 682,338.19 1,168,551.04
HRAT (R T A AT 2 5 B - -
At 682,338.19 1,168,551.04
7.4.7.8 HAhGR
A AR
. AR FAEER
2016 4£ 12 H 31 H 2015412 H 31 H
g 2 H) 180,000.00 300,000.00
4+ B 7] 270.97 4,348.82
Gl 180,270.97 304,348.82
7.4.79 L ESE
L@t NRfx
AHA
i H 2016 4F 1 H 1 H#% 2016 4F 12 A 31 H
&M ) ik T 440
AR 88,836,296.37 88,836,296.37
2 ST HR ) 16,270,991.91 16,270,991.91
AL Al CBA- 5 451D -28,881,808.94 -28,881,808.94
ENPR 76,225,479.34 76,225,479.34
T FRE S AR NAR A B [ e e A0
7.4.7.10 RO ECHH
Hfr: AR
i H SIS ARELEEL 53 Ko BCRE AT
FAEER 86,898,229.27 37,754,795.62 124,653,024.89
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A AR -15,324,937.13 -21,513,822.88 -36,838,760.01
AR A0 WAL 5 7E R
-10,199,446.13 -2,747,927.13 -12,947,373.26
B
Hr, 4R 12,385,914.07 3,963,965.52 16,349,879.59
Bt A EIF -22,585,360.20 -6,711,892.65 -29,297,252.85
A HH 24 B A - - -
AHHR 61,373,846.01 13,493,045.61 74,866,891.62
7.4.7.11 FEH BB
Az NRmoo
A3 AE ] L A
| 2016 %1 H1H%E 2016412 H | 201541 H 1 H% 20154 12
31 H H31H
e -ipe (@IISNIPN 90,903.02 128,246.56
€ WA A BN - B}
HoAhAF 2R SN - B}
g - SRR IS PN 21,517.29 35,907.36
HAth 2,396.66 3,654.86
&1t 114,816.97 167,808.78
7.4.7.12 BREHFKI
Az NRmoo
AHA R AE T )
H31H H31H
S HH I S AT S A 1,504,138,420.14 2,691,698,292.10
Pols S HA IR B AR S 0 1,512,409,239.77 2,633,439,067.91
SESE RS ZE AU -8,270,819.63 58,259,224.19
7.4.7.13 BB AR
Az, NRMIT
EN A AT LRI
i H
201641 H1H £20164E12 A 201541 A 1H £20154E12 H
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31H 31H
%im A (Tl I R i 27 B 50T RAC T 11.715.011.30
g;ﬁ;ﬂﬁ# (i 5 B e B S0 A) 7 11.423,533.35 11,327 262.05
e SISO LR 455,322.83 304,235.04
TSR ZE M IN -188,245.18 83,484.21
7.4.7.14 fTAET AR
o
7.4.7.15 BFYeER
Az AR
i A b A BE AT EE A 1]
20164F1 7 1H Z20164E12/931H | 20154E1 7 1H ZE20154E12/331H
JE SRR B 7 A R AL 2 512,149.73 627,624.41
LG AL PR A IR 2 - -
At 512,149.73 627,624.41
7.4.7.16 AR EZSRR
Az AR
EN L A LT L A
L H 445K
20164F1 H 1 H 2 20164F12331H | 20154E1 H 1H Z20154£12/331H
158 Gy 1 4 b = -21,513,822.88 -7,940,620.21
— R -21,692,983.23 -7,761,459.86
i Bt 179,160.35 -179,160.35
B SCRRIE S 2 5 - -
— I E % - -
— A - )
241 TR - -
——BUE % - -
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EBEEERR A B o AR TR

RUE 545 % B 4 2016 4EAFE R Ay

3. A - -
&it -21,513,822.88 -7,940,620.21
7.4.7.17 HAtN
hr: ARG
i ENEH b A BT B A 1]
20164E1 4 1H £20164£12 A 31H 20154E1 F 1H 2 20154£12 4 31H

R < B ] BN 51,950.70 767,704.88
SR BN 8,907.68 71,305.48
it 60,858.38 839,010.36

TE: 1 AT SR THEm] 3 R 445 A )t ok
2. AN < (R A 4G B ey PR U 2 B R Y < 1) B ] 5% 1 748 )
IEINB 3 4 O B <

7.4.7.18 X 5%H

TRz (] 2 A1) 25% I N F 43 957
PRI H A i < DU [ 2% 1 25%

hr: AR
i ENY AR EE T L A
20164F1 H1H 2016412931 H | 2015414 1H %20154:12 31 H
A2 5y T i 358 5 B 4,545,155.40 8,195,367.56
AT 578 5 S - -
it 4,545,155.40 8,195,367.56
7.4.7.19 HAhzk A
hr: ARG
ENEH AR FE AT B ]
Wi H 20164E1 FJ1H 22016412 | 20154E1H 1H Z2015412 /131 H
31H
15 SR o 120,000.00 240,000.00
i 2R H] 60,000.00 60,000.00
ik ;o 4Ed 9% 18,000.00 18,000.00
AT 2 13,735.56 24,335.76
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Hit 211,735.56 342,335.76

7.4.8 HAEEM. BrEaMEHEEWK A
748 1A EMH
T

7.4.8 28 7 SR H I B
WFECHR . B SXB55 55T 2016 48 12 H 21 HAAT (5T BB e b Hh ™ T 5 2407 4l B I 55 <5 48
ERBOERRIER) (MFi[2016]140 ), ZRBEE ™ dhia &SR PR AERIER N BT N, AIBE
e B OMIEROIBIN, B 2016 -5 H 1 HEHAT.

R BEH . B H LS5 6 m T 2017 4 1 H 6 HAAT I (O T B8 7 b B4 (B BB A 5% [n) 3L ) b
FIEE (MFI[2017]2 S)IA RRE: 2007 47 5 1 H(E)LME, RE™ gtk ErHEHE
FBUSIBAT Sy, CARAE ™ W BN ERIANBIN, #HEBAT HUE SRan i Bt X B8 7 M 7E 2017 4F
7 71 HArisE R R A B E BT Y, RGN E R, AP A ER R, &
AR B i BN DA A AR B R g B A b ek . B3 A8 7 it ag T R P R A S (LR A
1T NREARESCE B %, BB BR ST HE o BB BB A AR 5 Gk 2= AW 25 i R AL e
S F b B0 SR AN A R TR o

7.4.9 KEEHRR

RIKTT 44K HAREEHRK R
SN, B ILHLI, H o
A o A TR A F SEEA /fﬂim/;amﬁ e
o B HRAT A A IR O ) ([ R AT™) BEEEN. EEHENN
i E PR E TR A PR 2 7] (“_EHEETE) R B H AR
JERR B PR ([ ) A7 B A R B H AR
. . . R B N BOR Lt E PRASFEA TR
VT K 4 74N INT] (S kR AT
R AR R R ARAT B A PR A B (A ERAT™) e Pyt
IV J T AN B A PR A ] = FL N /A
_EARBEAR B P () A PR A = FL N TR/
. SE R it E PREEA IR
R AT IR A
PR AR R
SE R it E PREEA R
HEE A 1 A AR A EE
R S T2 IR A L A
J.P. Morgan Investment Management Limited £&E E%\BE%?E;?E’JK? HECGRIE)
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e S TN I B 2R PR AR B8 7 B (S [ )
N ]

J.P. Morgan 8CS Investments (GP) Limited 5 WA B s A

T LR IR IRIBRAS 5 $AE 1E Wb 55V A 4% — R Ml 2% 30T 37

2. MRYEHAARAT T 2016 4 3 F 16 H AATH LR AR RARAT Bt A PR A 7 2% T 24T et

KB RIS 5 AR B 7= P Se U A R ) TR ERAT RAT AR W 3K 557 BE RIS 7 R L&
] UEMEVFRI[2015]2677 5 (S T A% HE LR A A RARAT e An A PR 2> ) ) b Pl BB (A1 PR

N A EERATRA MK R I ) e T 2016 45 3 H 15 H, EEHEFECEM AR LA L&
WL, O AT T 2 7.

7.4.10 ARG HA K& _LAEEE] LR SRR AL B
7.4.10.1 B RBETR G HITTHITHR 5

T
7.410.2 KBTI

741021 HE&EHER

h: ARG

ENH AR FE AT LG ]
TiH 20164F1 7 1H 220164F12 | 20154F1H 1H F20154F12
H31H H31H
2 )R M PR < N S A PR B 9 2,449,097.12 3,147,588.07
Horbe SO E LRI 4R 3% 932,322.12 1,145,475.78

TEe SO E BN EEBEAR L 6 PEAT PR 20 =) PR BN SR 42 AT — H e B 7 1+ 1.5% 4

WRIE, 1B

HEERAAIK, %A it A H08:

FUE BRI = AT — H R 5l X 1.5% / HEEREL.

7.410.2.2 EE&IEH

ph: NRMIC
ENH AR FE R B ]
A 20164E1H 1H £ 20164E12 | 201541 H 1H %20154E12
H31H H31H
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SR B B N SA IR B 408,182.93 524,597.94
e SRR GHEE AN B AT R e nl — H BB 58719 0.25% 1 2t iHg, B H Rit
Z2RAAK, %A HtEARy:
HAEE =01 — =& T3 E X 0.25% / 4 REL.

7.4.10.3 53RBRT7HEATHRAT TE] RML T3 FOB35 (2 B1E) 22 57
T

74104 HRBFHHRAREESHENR
T

7.4.10.5 HRBTTRE FIRAT AR BB S £ AL B N

L VARV NEN T
A A AT L]
I 44 Bk 201641 H1H %20164F1231H | 20154F11H %20154F12H31H
AR AR ERUEIDSL N AR AR ERURIISEION
HERAT 12,474,586.49 90,903.02 |  11,535,272.21 128,246.56

T AIEEHRAT A A SITE AN EEATRE, FARAT MRS .

74106 AESHERBEHIANS S5 RBOTREIERRHEL
Teo

7.4.10.7 FHABSREERR 5 B LA
T

7.4.11 FESEEN
To

7.4.12 MK (2016 4E 12 A 31 H) AR ESFFHREZRIES
7.4.12.1 BRI R A8 RIES T T HRFA FREZ RIES
S, NRMot
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7.4.12.1.1 ZBIEFRIN: BE

iEZ iEZ BRI G/ WEZH | Al | HRME| #HE HIR R | &

KRG B INEH &H =il Hrig B4 [ (b )| BRAMS | MESE (&
601375 | HJFiiF%: |2016/12/20|2017/01/03 | Hif ok L1 4.00 4.00 | 20,158 80,632.00 | 80,632.00
300583 | #fEAE4Y |2016/12/29]|2017/01/06 | Fifk | 40.29 40.29 1,582 63,738.78 | 63,738.78
603877 KFE  |2016/12/29]2017/01/09 | kA Eri|  21.30 21.30 1,908 40,640.40 | 40,640.40
300587 | Kk |2016/12/28|2017/01/05 | ik Fii|  14.11 14.11 1,366 19,274.26 | 19,274.26
603035 | WM |2016/12/27]|2017/01/05 | HilAk ETi|  10.44 10.44 1,434 14,970.96 | 14,970.96
002840 | #4iHe |2016/12/29]2017/01/10 | Hilt A _Fi 6.55 6.55 1,814 11,881.70 | 11,881.70
002838 | i#ER#r |2016/12/28|2017/01/06 | #ilktAk Lii|  15.28 15.28 681 10,405.68 | 10,405.68
300586 | sEEEHIAT [2016/12/26]2017/01/04 | Ak b 9.30 9.30 1,006 9,355.80 | 9,355.80
300591 JHED  |2016/12/30]|2017/01/10 | il b7 3.07 3.07 2,397 7,358.79 | 7,358.79
300588 | EE3E{%H |2016/12/27|2017/01/05 | il A _Fi 4.94 4.94 1,380 6,817.20 | 6,817.20

Ve ] ] DL A0 SOTF BRI, R _E Bl W — oy s AT i
I o L Pk 08— FBaE N BRAS £ 5 F A 5T e, AR 4 5 BT A =] 2217 H
NP IR E , FERTRE LT R 2 IR A ANGE B kil AN ARHES 5M
EANEERBC BTG, AT AERIC H 287 i BT H 2 [ AN B s il

7.4.12.2 FRFFA B A5 RS LI 52 PR R
AL NRMT

i i o HRME | M | ERSF HAR HAR
R E HE(K) £

ARG B2 [=F:t LA Hi# | &5 R S fHE B4
002462 | Fd#i# [2016/09/28| # KW 4 | 43.68 [2017/01/12| 38.98 | 228,947| 8,170,738.45 [10,000,404.96
002509 | KJ % |2016/09/21| B KZH I 12.53 RE0 F4n | 580,540 7,134,823.60 | 7,274,166.20
300065 | #2215 |2016/12/08| E A% E4L | 35.89 RE0 Hgn | 177,400 5,292,038.55 | 6,366,886.00
300518 | MHiflis |2016/12/13| E A% E4 |113.46 RE0 FH0 5,800 816,698.00 658,068.00
300526 | thig s [2016/12/07| Fok¥ &4 |107.03 RN RN 3,400 352,367.00 363,902.00
601168 | PaEEH M [2016/12/19] AW~ HH | 7.83 RN RN 18,000(  161,342.00 140,940.00

TE: ARG EE 2016 48 12 [ 31 HIERRA LU PRI A7 0 3RS T00R] e 7 25 H ORS00 T 2 I 5

FRRIB S, 2RISR AL P A~ AT S T K

I=A
-z

7.4.12.3 WK IE EIEAZ 5 HH VR NI 535
7.4.12.3.1 HATH TR IE R
T

7.4.12.3.2 5 Frii R 3% 1E B e
T
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7.4.13 &RT BEX KR EHE

7.4.13.1 RKEHEBORMHRLEH

ARHe g — W BT LR RS BUE R BRI G, & T KUK S fh o AHE G H h T A
FEONMCERAR T o RIS A 228 T S T I 5 3K 8 < i T B A DR PR XU 3 2 LR A DU
AN XU B T 7 ARG o A 7 < P 26 < TN D IR A B ) = ) A2 5 BBCH DB XU 42 o 7 B
SE TG 2 A, A AR R < XSG AP AT 2 2 TP A5 A 6 T 487 D S 0 RIS AP ST i A DC ™ 8 XA i
ER7

AR e ) 4 BN ZRAT T XS  BRAR R A B, TS AN DAk e TN XU B s
APEHIEOR . AR R RS E T R PR ER, NI AL VST EES
IEAF B R AT B BN A A A R AR, R AT R A BN GE N R & ELR R
CEE TR T BB A IBCR 2, AT B A0V AR R 1 KU A, IR X & X T LA o
TIPS AENE,  IF AT AR P MR BN, S it ARV S5 HR AR 2 I SRR A AR R e e BN
BB T RS R A, A JAS S TR b 55308 1) PAY S ) o] P2 R AT 15 DUATIREDR [ 5 i, VR L
MRLE AT R L AT A B, RGN SR I AB OGRS B AR 47 ST 0B IR I Fa A 1A 28 (0 1 A
B, X THRAERAA R BT A A S A A, R ST B AT B IR BT P AR
PEMEHIE , X B AB T H 8 AR, AR KOS B 25 PP, 58 S BAS 2 S B 00X F ARt AT 425
FPEH A

%

of

ARG RS FENE T PN R A2 %0 H) B, MEERIR A XEE
BHAR . M GERE AL BT ATAR SRl 558 1 TR F ) RS B B AR AR 2R

A

A 4 PR e < BN < i TR 1) XU B B 75 9 T R R MR M AE B A KR Al
U5 Fob RS A= (R PT REI SR o AE PR W PR AR B2 R A, I XS 43 2 F) 7 B P2 T b B0 [ A XU 45
RIWIBE o T NE R HTIIMARE A, ARIEAS I SR H s, 4565 0™ fria H ik TR RHE
IR E B AR AR B, HR AR AR, W U5 B A S B SRR, S T
FEHUG B AN RS BEAT MBS AT AIPEAG, JFIEII AN R, R XSS Il R T K 2 v L

7.4.13.2 15 F XU

E B R FR I S AE L Gt B AL 9 06 FRIBAT G LI 9T4E, B RSP R bR 2 kAT A
2639 T3k 61 7T
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BB 2. SRS BIYIA S SO0, SOk & B 1 R A R A2 A R XU

AN e ) B BENAE ST S WA 28 50 0 T B RAR IR BLREAT T T8 0 PP o AN I e A ARAT A7 3 A7
JRAEAS L B R EAT TP EARAT, BT S ARAT AR S OR B1E U AN EE K . AR AR 52 5 Tt AT I AE
Sy UL EIE TR AL 4 A PR ST 7] 58 5y % T 58 IGIE SR SOk T L, 3 24 KU Pl RETEAR Ao

AR G R BN OL 7 E T XUBG T BRI, e #5088 At A E T SR PP Al R RIE IR A AT
NS AR, Had i 7 B B 58 PASr B0 P AU

T 2016 4 12 A 31 H, AREERFFAEZHMHEGFHRTR015 4 12 A 31 H: AR RFFARE
it YLAT ZE4E RN SR A Rl Aot LA 535 o

7.4.13.3 Fshth RS

PR P RS 36 2 S AE JEAT 5 S b 00 5 I LS5 I a8 21 B G A SR i) ARG . A G RS 1 X
B — 7 IR B 5 0 B A AT Bl I 2SR I8 [P A R B i, 5 — D5 TR B TR A T AL
FRIAZ 5 T 37 A i SR T R 1K) 3 B PR e AT 458 5% 48 v T iR A 7 37 HH BB 23 (R s 00 1 LA BR K A
&AL

BT AT (] 55 G RO RS, A3 < PR 0 < TN R A 5 < 1 R A [ 155 L EAT ™ 2
M P IF PRI SN PE K, PR AP B BB & AT RISk T 5 ML IE . AL Gy 2k < PENAE
e A RPE T ESURI &K, ZUE AR OUT B R FE AR EETT 3, P RO R D S [ A
R ITBNE KUE, A PR P dE e A2

BERT BT i A AR BRI UL, A 5 < 0 2 < PN GO o 0 ST P IR 5 B 1 T e s P L
BIER, XPahVESR bR BEAT SR SE I AT 73 A, AR SRR bR, A A fERE 18] AR BLRE
JIERETabR . G ARBLRE T B B BB b A LU A1) DA 38 52 BR ) 0 150 5% ot A LU A1) 48 . AR 4%

WK AR AT ISR T E AL 2 G 5 E R 10%, HARE G5 mAE e EeE N EH
) HAD IR S IE R A — KA B RAT FRE S A I IZAE S 10%.  ASFE G 7 RHR /- IEFR RIS 5T

Gy LT, HRIRATAERAT 8] [FN 358 5, RIER BE 7.4.12 rh 53 (R 0 70 Ji < B 7 AL 7 ) 32
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BRAIABE B HALRRE DAL, HARBIRERIE A &R S E BB E K, LS BRI d A2
Blo AN, A mTIE R S Y [0 S 57 07 s NI SR e SO B P R, e IR — AN
BRGSO E .

T 2016 4 12 A 31 H, RS HRHE K 2 E8 el 7610 & 20 20€ 2 H B8 — A L HANT

B B 0] < 3 A B (P A A ) TG [ 7 B30 H AN TR, DR K T AR AR DA AR A L) 5 240 21391
Plim

7.4.13.4 WX

T 37 DS A 41 2 4 P R il T L ) 2 SO B BSOR R e 2 DR P Ak 7 37 25 SR 6 ERL 2R (K 22 3 T
RAEWE RIS, BRI FR RS AN XU AL A A % RS o

7.4.13.4.1 FIRRE:

AR 2R RS A 4 < TR PR 2 o B B < 9 52 T 7 A 3R AR B T A s (R o ) g v
Sl T RN B TR AR TS A SO T BRI AR, R SR R S ik TR T W
AN 2 15 5 SRR T 378 2R FRT E i I T ARSI < AR ) 4 KU o

AN < 10 2 < BN 5 S AR < T i PR R AU P sk AT M, R BRSO
RS TR R R R R AT R B

AHe R KRR 2 R 5 e A AT, BRIEARE G e e iwmsh e
TUEAEARARERE EAMST TR A A . AT G5 A (M) SR AU 537 R BT AR d A
& A IRIEE KT

7.4.13.4.1.1 R XKD
MAL: NI

=
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AHIR
2016 £ 12 A 31 H 3MAA IMNAE L 1®54 |54ME AR &t

Vit

HRAT 3K 12,474,586.49 - - - - 12,474,586.49
B R N R 1,217,868.29 - - - - 1,217,868.29
R IES 73,744.35 - - - - 73,744.35
58 Gy P ARl - - - - 137,527,192.69 137,527,192.69
S R S35 5K - - - - 970,194.12 970,194.12
ISLRERIDSS - - - - 3,838.14 3,838.14
AL FF 497.02 - - - 20,802.71 21,299.73
igad=a7e 13,766,696.15 - - - 138,522,027.66 152,288,723.81
Uik

ISRREAETE - - - - 102,446.33 102,446.33
i 45} 45 B\ AR T - - - - 198,254.85 198,254.85
A B - - - - 33,042.51 33,042.51
R4 AE 5 2l - - - - 682,338.19 682,338.19
LAt 745 - - - - 180,270.97 180,270.97
Ui d=87g - - - - 1,196,352.85 1,196,352.85
R AU B R 11 13,766,696.15 - - - 137,325,674.81 151,092,370.96

TEER
2015412 A 31 H 3MAA 6 MHE 14 1®54 |54ME AR &t

Vit

HRAT 3K 11,535,272.21 - - - - 11,535,272.21
B R N R 2,780,556.50 - - - - 2,780,556.50
R IES 225,829.84 - - - - 225,829.84
58 Gy P ARl 5,000,500.00 6,228,673.00 - - 191,680,550.41 202,909,723.41
S R S777 5K - - - - 2,110,538.90 2,110,538.90
ISLRERIDSS - - - - 398,227.40 398,227.40
AL FF D 1,489.57 - - - 372,714.85 374,204.42
igad=a7e 19,543,648.12|  6,228,673.00 - - 194,562,031.56 220,334,352.68
Uik
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ISARRTE SR 3,881,134.85 3,881,134.85
A [k 1,171,237.55 1,171,237.55
ISR EESL YN 274,079.28 274,079.28
LA B 45,679.88 45,679.88
RLATAE 5 2 1,168,551.04 1,168,551.04
LAt 47 £33 304,348.82 304,348.82
viki¥sere 6,845,031.42 6,845,031.42
R AU B R 11 19,543,648.12|  6,228,673.00 187,717,000.14 213,489,321.26

T RAFR AT B KARIIKREANE,  FF% G 2000E A R FoHE i H s8I H s VR E
T,

7.4.13.4.1.2 FRR K KBURIES T

T2016 4 12 [ 31 H, AEGRFFALZHMEFZFRT(2015 4 12 7 31 H: AEGFHHIL S
PRGBS 2 SOMMA o5 2 4 B P2 B I LBl 5.26%), PR ETIT 370 R 36 (1) AR Bt AR 3 4 B = 1B G
HARMN(2015 4 12 A 31 H: [).

7.4.13.4.2 AN XK
AN IR 2 18 4 b T =L 28 Fe (B B SR BN & i e R ANV R AR B T R AR Y s R o A FE 4
T B 7 b At ON R TRy, DR b T8 B R AN KUK

7.4.13.4.3 HAM KBS

A A DA 1 25 < TR < L ) 28 Se B BOROR I e B A B T 37 A R AN =R LASE
HITT S s R R AR Bl T A AR BB O XURG: » A3k p F BEHBR THIESR S B BT B SE S HOBCSE - v M 4
FoAb AN M USRI T BAMIES R AAT AR B S 2B T DLBCRA PR H IR 2, ] BRI T IESR i34 %
SR

ARG IR S BB E BT A S e, R E B R RS, Eid xR s
DRI OL BRI 3T, S AR I AT IGO0, S B e B S A S M R e s TR B MIESR
(RISE PRI M S BT, SR HRAT G 2k 4 1 (R 200 Vi B A 30 B8 i PR EAT 35058 . AN 0 0 N
LSS T SO A B AZAL, SRR BUPECE . A ST B, SREBINX AT aE R A
(RIS LS o

43 i3t 61

=
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AT G I A B LA 1 5 B B AR LA AR A XU o AR T S 4 B 20 65 P R ZE A % LU R i 4 7
[¥] 70%-95%, {5455 0-30%, BUIFHET A 0-3%. MhAh, ATEE: 105G N H A & fir ke
FIESA A St e, 8 WIS F 2 RoE BT E X S Al AT G &, 4% VaR(Value at Risk) & #x
A5 SRR A 5 5 T W PO PR E AN XU, g S b o IRy AT BR B A4 1 o

7.4.13.4.3.1 HAb4HE XS A
SN NRTIT

ESUES EARRER
2016 £ 12 H 31 H 2015412 H 31 H
LEIES filk4
WA
B e
AR AR
it fi kbl
(%) (%)
L Gy A A — B S AR TR 137,527,192.69 91.02 191,680,550.41 89.78
28 51 e A A — B
28 5y A — L
AP T — BUE R
&1t 137,527,192.69 91.02 191,680,550.41 89.78

7.4.13.4.3.2 FoARA A XU R 4B
5834 BRI 300 F5E LA HoAt T 35728 B AR A AR

X AR R H 4 B HE
MG (A NI
FH I A AR 5 (1) A 5) PN ES AEREE
IIHT 2016 4F 12 [ 31 [ 2015 4F 12 [ 31 H
1.9 300 Fi5 £ Tt 5% #hn#y 1,026 Hhn#) 1,168
2.7 300 FE % T B+ 5% Jk/># 1,026 Jk/>#) 1,168

7.4.14 BB T RN & THRR T E U KA E R
(1) »~nrHrE
(@ &ETEAROMETTERIT
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AFRMETTEZERIEZER, XA RMETHE TR 5 B A 5 28 S A E T BB A%
JERUSE -

H B MRS SRR T BRI RN .

SRR BRES—Z YA NB A A DR BE 7 s A7 £ B k) T LR M B

SR AR DR BP0 S TSR B

(b) FFERLUARMHMETTERER TR
(i) HERERTEASHE

T2016 4F 12 H 31 H, ARFEEFRAG I LLA RAME TR H IR D) AN 2 0 ek i e fh 5= h g T

fi— RN 112,457,749.96 7T, J& T4 )R IRIIREUN 25,069,442.73 7, L& T 9 =2k M

AA(2015 4F 12 A 31 H: )21k 173,091,678.41 Jt, %5 JZIX 29,818,045.00 7, T2 =/ZIK).

(i) A FUEITR R K E AR D)

X UESRAS 5 i LT IR AN, A B ORI R 52 5 AN R (BB K R A I R 52 5 A
R BURTARA I RATENG O, AR AL TEM H 2525 Gk HWIE] . 32 5 AE R IR &
BRAS S0 )RS A R ER AR (0 2 SCHHME SN — Rk AR At 14 38 b R B AN PR A\ AR X
TASCMERIFERIRESEE, B MR BER AN 24 SO & 5 — SRR 5 =R K

(i) H=JRIRA FCHE R BN A 580

o

(©  ARFFERRI LA SR ETHER SR TR

T 2016 47 12 A 31 H, AZL G ARFFA ARRFS 10 A e E THE 10 e/l 57 (2015 4F 12 A 31 H:
[l).

d)  ALLAROHETER ST

AL SEUME T B <l B A 4 65 32 B NSGROTON EL A i o, KT B S 2 Fe
HAMHZEIR /N

(2) BRAFeAMESS, BT R H A S0 7 200 ) Hofth 3 200

9»

88 WHEAAHE

8.1 MIRESFASENR
SRR NRTT
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AR BERR AR it 5T ARV VR S IR SR SR G 2016 SRAE R

E S IsY
2= 15 H A
Ll (%)
1 &L 4y 137,527,192.69 90.31
Hrpe KE 137,527,192.69 90.31
2 I 7 WA 2 45 % - -
Hrr: i - -
B SCRAIESR - .
3 D) K iy - .
4 SRbATAE I - .
5 SN IR G il 5 - -
e S = [ 1) SN IR 5 4 ik
e ' '
6 BATHEHGE T &M &6 13,692,454.78 8.99
7 Hopth % 15155 7 1,069,076.34 0.70
8 Hit 152,288,723.81 100.00
8.2 MIRIATW RN ER A E
8.2.1 A MARIAT W KIS I RS
SHEAL: NIRRT
o 3 4 B I
g N Z ARMAE
fE L (%)
A Y-SR NN SR\ 4 7,810,027.90 5.17
B KA 2,946,849.59 1.95
C il 3 78,321,440.98 51.84
D R0 30 RS OK AR P A R 611,143.00 0.40
E jeis7in4 4,746,382.20 3.14
F A F B 19,379,093.38 12.83
G ASEISH B AE AT, 56,615.24 0.04
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H ERERIE /84 ] )
| RS ARG BRI RS 11,480,184.75 7.60
J Bl 6,975,808.12 4.62
K Stttk 283,877.00 0.19
L FR BN 25 i 55l 62,696.40 0.04
M BEEEH TR A MR S5 2.151,908.13 1.42
N K FREEA A L i B ] ]

o

JE R MRSS « AEBEAIEAD R 55 ] -
P e ; ;
Q DA TAR

R A ARE R R 2,701,166.00 1.79
S ZiE . .
it 137,527,192.69 91.02

8.3 SPRIE A FMME o E & B E HL BN I T A R A
SN NRTTT

o B G
Fa | REAE JIE B A4 R HE(K) A E
H LA (%)

1 002462 Fh 228,947 10,000,404.96 6.62
2 002509 KI5 580,540 7,274,166.20 4.81
3 002084 RS TR 605,000 6,503,750.00 4.30
4 300065 2 AE 177,400 6,366,886.00 4.21
5 300109 BT UR 117,082 5,727,651.44 3.79
6 002640 SR 242,200 4,432,260.00 2.93
7 600529 Ll 7R 253 205,800 4,375,308.00 2.90
8 603898 I 3% 122,694 3,971,604.78 2.63
9 002332 i 24 298,203 3,837,872.61 2.54
10 300377 SIS 98,700 3,684,471.00 2.44
11 000980 i dry 248,400 3,584,412.00 2.37
12 002069 *ST 5 280,169 3,109,875.90 2.06
13 002041 RER(n |4 164,500 3,105,760.00 2.06
14 600211 PasE 2k 56,100 3,037,254.00 2.01
15 000403 ST 41k 87,794 2,880,521.14 1.91
16 300164 WA 266,100 2,751,474.00 1.82
17 002343 AL 59,800 2,701,166.00 1.79
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002174 T IR I 244 101,900 2,695,255.00 1.78
300194 2 2l 100,000 2,630,000.00 1.74
300379 RI7id 37,600 2,609,064.00 1.73
600998 JUNIE 120,563 2,500,476.62 1.65
600298 I EERE 129,272 2,303,627.04 1.52
002035 s 87,293 2,265,253.35 1.50
002648 TEAK 182,900 2,235,038.00 1.48
300012 A Ao 183,100 2,114,805.00 1.40
002007 1B 57,520 2,056,340.00 1.36
002660 [ 3 01=ER 124,486 1,892,187.20 1.25
600833 F—EZ 87,200 1,791,960.00 1.19
002394 IR Sy 98,000 1,732,640.00 1.15
600764 HHHL T IE 59,566 1,686,313.46 1.12
601328 S IERAT 283,833 1,637,716.41 1.08
000998 [ =y S 74,400 1,594,392.00 1.06
601997 STRHARAT 99,149 1,564,571.22 1.04
600502 GRUKAF] 156,100 1,557,878.00 1.03
600643 %M 124,300 1,542,563.00 1.02
002585 KR HTH 139,200 1,532,592.00 1.01
300339 TEAEAE 50,000 1,530,000.00 1.01
000726 BRA 118,000 1,511,580.00 1.00
002581 KA 62,200 1,509,594.00 1.00
600491 e e 130,400 1,504,816.00 1.00
600820 B T8 A 136,100 1,498,461.00 0.99
000709 T A 446,100 1,489,974.00 0.99
000858 FUARTR 42,300 1,458,504.00 0.97
601233 Al B A7 100,700 1,446,052.00 0.96
600016 RAMRT 154,600 1,403,768.00 0.93
600056 W R 2 42,394 806,757.82 0.53
600038 W E A 15,700 760,194.00 0.50
300518 REIIE 5,800 658,068.00 0.44
603393 BRI 11,531 611,143.00 0.40
002780 =Rk 9,000 607,500.00 0.40
300526 g R A 3,400 363,902.00 0.24
600291 iyl 18,400 352,912.00 0.23
002821 el 2,293 329,022.57 0.22
600622 5 BAEH 19,700 283,877.00 0.19
600909 LS 16,985 213,161.75 0.14
603858 K2 1,748 166,584.40 0.11
603678 KIEHET 2,100 158,865.00 0.11
002475 SR 7,300 151,475.00 0.10
601555 KRS 11,378 150,986.06 0.10
601168 =4 18,000 140,940.00 0.09
002101 IR 6,000 139,500.00 0.09
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62 300569 KAEE T 1,314 131,452.56 0.09
63 300468 977 K56 2,300 127,811.00 0.08
64 002822 EE3E A 4,097 118,362.33 0.08
65 300568 IR 1,310 107,262.80 0.07
66 300565 BHEHIA 2,382 94,517.76 0.06
67 002823 LR 1,947 89,951.40 0.06
68 002820 R 1,772 86,934.32 0.06
69 603298 Pt XA 3,432 83,328.96 0.06
70 601375 W FIESR 20,158 80,632.00 0.05
71 300556 22 PR 1,226 76,453.36 0.05
72 603928 Pk A 2,670 74,359.50 0.05
73 002832 b 55 1,158 70,290.60 0.05
74 603218 H A Bt 1,652 68,805.80 0.05
75 300583 LAY 1,582 63,738.78 0.04
76 300014 o4 e 2,129 62,166.80 0.04
77 002827 [ WS 2,059 60,905.22 0.04
78 603660 i NEHE 1,863 60,025.86 0.04
79 002826 5y R 2,181 57,316.68 0.04
80 603977 FE Z 4 4] 2,064 56,656.80 0.04
81 002245 TRV S 6,347 56,615.24 0.04
82 603819 (Lalivdri 1,375 54,725.00 0.04
83 601882 KRG T 2,148 54,215.52 0.04
84 603416 BB 1,076 53,886.08 0.04
85 002831 R RH 776 53,699.20 0.04
86 002825 IR Iy 1,139 53,521.61 0.04
87 603336 PR S 1,121 52,765.47 0.03
88 002811 2% [ pr 1,368 51,272.64 0.03
89 300570 yNEP 905 50,046.50 0.03
90 300558 Rz 658 48,560.40 0.03
91 603559 HH i [ ik 899 48,447.11 0.03
92 603033 =Y 928 47,856.96 0.03
93 603900 R E 1,180 45,430.00 0.03
94 603888 HTAER 516 43,798.08 0.03
95 603319 iEpliiEsS 721 40,736.50 0.03
96 603877 KF 1,908 40,640.40 0.03
97 603987 JREf R 1,252 40,427.08 0.03
98 603036 s ey 1,527 37,396.23 0.02
99 603060 AR 4] 1,049 37,103.13 0.02
100 603658 2 A=) 650 36,133.50 0.02
101 002818 GRS 600 35,190.00 0.02
102 300582 R 1,359 35,157.33 0.02
103 002833 SLNVE 1,910 33,654.20 0.02
104 603556 P 708 31,831.68 0.02
105 603323 SRILARAT 1,908 29,497.68 0.02
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106 002828 D Reds 717 27,676.20 0.02
107 603569 KA 628 27,506.40 0.02
108 603389 WARK = 1,133 27,316.63 0.02
109 603727 iR} 563 26,759.39 0.02
110 603878 A 646 25,840.00 0.02
111 002835 [) g i A7 1,126 24,220.26 0.02
112 603585 TR Ay 347 24,192.84 0.02
113 300587 KA 1,366 19,274.26 0.01
114 603929 RI&=0ES951 2,193 15,592.23 0.01
115 603886 ot Bt 872 15,434.40 0.01
116 603035 it St 1,434 14,970.96 0.01
117 603239 WL AlaE 407 12,800.15 0.01
118 002840 4 11y 1,814 11,881.70 0.01
119 002838 T8 B Ay 681 10,405.68 0.01
120 300586 eSS ) 1,006 9,355.80 0.01
121 300591 JiHRE 2,397 7,358.79 0.00
122 300588 FREE(E S 1,380 6,817.20 0.00
123 603777 Kt 20 1,061.80 0.00

8.4 MEH AR EBR R ASHE AR
8.4.1 RiHFT A& HIRIES T FH 2% 5HT 20 4 KR4
SRR AR

o ) 4
5 i ZEARHS, Ji% S 24 PR N S N T FEEHE EL A
(%)
1 603799 R 14,221,045.00 6.66
2 002007 25 W) 11,938,356.76 5.59
3 300073 EEPAR S 51 11,806,603.81 5.53
4 300401 e A 11,471,812.54 5.37
5 300302 [ B 11,205,573.69 5.25
6 300109 BT 11,035,298.29 5.17
7 002001 BRI R 11,008,954.54 5.16
8 002640 el 10,887,214.87 5.10
9 600298 27 R R] 10,500,849.60 4.92
10 000807 PaLislivah 10,416,025.73 4.88
11 002035 e A 9,659,707.02 452
12 002513 *ST 4 9,503,180.53 4.45
13 300340 BHE A 9,461,077.00 4.43
14 600749 Pa IR i 9,455,608.03 4.43
15 002626 IR 8,913,582.86 4.18
16 002343 AL 8,907,487.06 4.17
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17 600559 EASR R 8,083,336.29 3.79
18 002019 e LR ZY 8,034,831.27 3.76
19 002108 EPAEZS 7,972,233.00 3.73
20 300202 R 7,951,429.91 3.72
21 600988 FrlG 4 7,813,197.38 3.66
22 000892 BEERE 7,747,993.89 3.63
23 300014 ¢4 81 RE 7,633,866.75 3.58
24 002097 LLiym] %4 R 7,630,681.34 3.57
25 002468 FRJE PRLid 7,444,934.18 3.49
26 000403 ST 41k 7,409,226.10 3.47
27 002643 JIiE Ay 7,362,041.95 3.45
28 600276 T 5 PR 24 7,334,980.24 3.44
29 000567 TR 7,332,116.00 3.43
30 002502 YA 7,298,745.00 3.42
31 000921 e 7,192,669.20 3.37
32 002084 RS TR 7,148,239.68 3.35
33 002509 RITHR 7,134,823.60 3.34
34 600998 JUINE 6,935,727.26 3.25
35 002332 i 24 6,905,041.64 3.23
36 300346 KOG 6,783,644.47 3.18
37 300258 KR 6,642,413.12 3.11
38 002341 R 6,469,457.70 3.03
39 600073 AR 6,443,114.51 3.02
40 600216 WTEEZ 6,395,061.00 3.00
41 300377 Ninpics 6,278,772.00 2.94
42 002709 RIGH KL 6,201,797.50 2.90
43 600105 TR S5 By 6,043,362.71 2.83
44 002041 RER(n |4 6,028,496.29 2.82
45 300310 (ERliiR1ER) 5,993,266.27 2.81
46 002245 TR S 5,958,375.91 2.79
47 300458 2 ERH 5,901,926.00 2.76
48 600056 Hh [ R 24 5,815,518.53 2.72
49 000858 AR 5,751,086.00 2.69
50 002530 FRBA 5,701,385.00 2.67
51 300481 T RH B Rk 5,681,688.98 2.66
52 600161 RIZAY) 5,655,561.34 2.65
53 002562 Yo Rk 5,635,765.00 2.64
54 002546 Bk 5,606,395.00 2.63
55 603686 yA=E Ntk 5,432,080.81 2.54
56 002135 ZRE M4 5,416,300.07 2.54
57 300363 T80 st 5,407,978.59 2.53
58 000952 IYiih 4 5,391,159.96 2.53
59 000596 g aeli] 5,351,616.79 2,51
60 603108 IS ERTT 5,334,702.00 2.50
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61 300065 HEAE 5,295,021.66 2.48
62 300236 g Re 5,261,048.67 2.46
63 300364 HHCAEZR 5,248,660.84 2.46
64 600511 245 % A7 5,238,814.19 2.45
65 000418 /INRIE A 5,208,259.20 2.44
66 300078 AR HE 5,131,624.76 2.40
67 002746 Az A 5,094,858.26 2.39
68 300101 PR 4,999,625.81 2.34
69 300031 FIERHE 4,951,291.00 2.32
70 002660 [ 3 0T=E 4,945,788.03 2.32
71 600048 TRF Hb = 4,857,794.00 2.28
72 000758 SRREN Y 4,849,354.00 2.27
73 603588 R e 4,799,161.64 2.25
74 601288 LMV ARAT 4,795,616.00 2.25
75 002078 pNEER 4,792,509.98 2.24
76 300360 JEAER 4,789,834.30 2.24
77 603729 TeEI A 4,784,435.01 2.24
78 002365 KB 4,724,831.00 2.21
79 002669 FRIEHTA 4,697,688.00 2.20
80 002273 KRG H 4,669,871.10 2.19
81 002137 FIEH T 4,554,296.50 2.13
82 002299 XK 4,542,447.86 2.13
83 600330 RiE A 4,487,105.74 2.10
84 002458 an AR 4,485,010.16 2.10
85 002631 Tl IR AR 4,477,522.16 2.10
86 600030 S IESR 4,463,286.00 2.09
87 000568 FINEE 4,434,489.14 2.08
88 002368 KA 4,432,943.83 2.08
89 000402 ALkl 4,417,627.00 2.07
90 000972 ERE (695 4,397,670.00 2.06
91 000799 TP SR 4,369,180.88 2.05
92 002582 U AEAR 4,363,471.77 2.04
93 000606 *ST 4,333,691.99 2.03
94 600110 Ay 4,322,494.00 2.02
95 300133 RN, 4,317,927.25 2.02
96 603012 B J14E A 4,308,565.00 2.02
97 600529 L AR 2453 4,303,970.04 2.02

T “SRANEE (BCSEABER AT L S e it (s RO % K T2 Rss e 8 (Ol
AZHA SR LR KR A, AR S B

8.4.2 RIS & HIRIES B FE 2% 5HT 20 4 KR4
AL NRMT
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o ) 4
F5 Ji ZEARAY Ji% S A PR A R 132 A P A EL A
(%)
1 600276 fEEREZ 16,737,507.96 7.84
2 603799 R 16,669,416.44 7.81
3 300073 MR 14,561,444.48 6.82
4 002001 BRI RR 14,404,062.81 6.75
5 002007 125 W) 11,311,133.32 5.30
6 300401 e A 10,749,065.52 5.03
7 600749 P IR UiE 10,661,988.88 4.99
8 300302 [ B 10,306,615.42 4.83
9 002626 IR 9,933,575.10 4.65
10 000807 PaLisliva b 9,789,214.55 4,59
11 300109 AR 9,417,974.73 4.41
12 300340 BHE AR 9,180,737.43 4.30
13 002513 *ST 4 8,670,477.83 4.06
14 300014 {C.4 8 RE 8,668,262.40 4.06
15 600298 ZHLERE 8,639,716.17 4.05
16 300310 AEBLRIERZ) 8,429,130.99 3.95
17 600420 IARHI 24 8,285,153.00 3.88
18 600559 EASR R 8,277,428.04 3.88
19 000952 R4 8,265,621.37 3.87
20 002135 R M4 8,228,089.56 3.85
21 002640 e il 8,218,844.79 3.85
22 002097 LLyAT 4 8,118,624.42 3.80
23 002468 FRE PRLid 8,053,249.71 3.77
24 000892 REERE 8,033,012.81 3.76
25 002108 WM B B 7,918,610.65 3.71
26 600988 FrIG i 4 7,818,969.00 3.66
27 002019 G2 7,793,574.73 3.65
28 300202 R 7,646,094.01 3.58
29 002693 KUK Z 7,603,277.15 3.56
30 000567 TR 7,598,677.59 3.56
31 002035 B Iy 7,521,497.81 3.52
32 000002 JikkA 7,392,389.22 3.46
33 002502 YA 7,382,710.08 3.46
34 000921 SR 7,343,272.04 3.44
35 002643 JIiE Ay 7,204,464.56 3.37
36 300258 KR 7,203,507.74 3.37
37 002343 REOUAETE 7,143,551.57 3.35
38 300346 G 7,024,514.74 3.29
39 002709 RIGH L 6,968,207.70 3.26
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600073 AR 6,914,501.82 3.24
002530 F R 6,838,757.82 3.20
002341 Ry S5 6,756,285.71 3.16
000018 PP IR 6,724,869.05 3.15
300368 gl 6,581,410.72 3.08
300481 TBERH B R 6,511,331.62 3.05
002245 TR S 6,331,975.43 2.97
600216 WL EZ 6,297,594.02 2.95
002077 RHE 7y 6,273,068.23 2.94
600105 7K S5 Iy 6,155,628.92 2.88
002574 A R Bk 6,090,292.85 2.85
300031 FIERHE 5,944,366.11 2.78
002562 Yo R 5,888,648.19 2.76
000606 *ST G 5,787,795.52 2.71
000402 S 5,741,530.70 2.69
300458 A ERY 5,640,176.27 2.64
600056 Hh [ R 24 5,623,519.96 2.63
002078 KPBHAR, 5,536,906.75 2.59
600161 RIZHE 5,519,030.34 2.59
300236 - HEEHTH 5,505,386.48 2.58
603108 THIE ST 5,504,664.35 2.58
600745 A R A 5,478,818.00 2.57
300363 T i 1 5,428,725.31 2.54
002546 Bk 5,427,010.64 2.54
603686 TSI T 5,380,645.98 2.52
000568 PN EE 5,266,397.50 2.47
000799 T 5,141,380.16 2.41
000418 INREG A 5,139,325.46 2.41
002273 KRG H 5,114,625.38 2.40
300101 PR 5,100,898.14 2.39
002299 XK 5,056,296.80 2.37
000596 g aeli] 5,048,896.48 2.36
002368 ARy 5,022,709.70 2.35
002582 U AEAR 5,011,777.26 2.35
300364 HHCAEZR, 4,911,874.15 2.30
300133 RPN 4,822,999.08 2.26
600330 KA A 4,777,734.48 2.24
603588 R e 4,771,421.57 2.23
600511 Il 245 1% 47 4,727,397.28 2.21
600048 alb:Yas 4,662,274.33 2.18
601288 FMVARST 4,659,333.86 2.18
300360 JEAERL 4,643,935.48 2.18
002365 KGN 4,574,861.66 2.14
002458 A 4,574,647.63 2.14
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84 300016 JekE 2k 4,549,083.88 2.13
85 002746 3z By 4,545,286.52 2.13
86 000758 SRREN Ry 4,544,059.64 2.13
87 300078 JiReil [y 4,528,896.97 2.12
88 000403 ST 41k 4,489,688.88 2.10
89 002137 FIEH T 4,481,723.86 2.10
90 000972 Hh L 4,472,072.98 2.09
91 002669 Fﬂ%iﬂﬁﬁ 4,449,260.62 2.08
92 002631 TR Ak 4,434,659.20 2.08
93 600110 TEE AR 4,378,126.65 2.05
94 002462 e 4,283,536.83 2.01

T KNSR (BEENBEERAT) LR (B B ON™) $3% SE I A &8 ()
AZHA SR LUK R A, A RERIRAZ S B -

8.4.3 TNBLRHI BA B K S SR AW\ B A

Az NRMot
SENBEEERI A (RAS) S 1,479,948,865.28
SEHRERRN (32 B 1,504,138,420.14

T “SRANEE (B SEABER AT L S e it (s BN ) % S T2 Rss e (Ol
AZHA SR LUK R A, A RERIRAZ S B -

8.5 MIRZEFEMF O RNMEREAS
AIE AR AR R I 557

8.6 HIAR A FaHHE i e B 1$E LA R/ HEF BB L4 s SR A
AT AR AR R FFA 57

8.7 BRI A A E LB SR #E LI RN TR B SRS 8 40
AFE G AR IR ARFFA B SFFIESR -

8.8 MEHREA AIESESFFE LA DHFRET LA RSB HA
AEEEARRERRFFA R SR
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