R 7 R RS BB 2017 4E 5 3 TR

JUREM T RESFEIESFRRES
2017 558 3 FHM T

20179 A 30H

HETHEN: | RESEEARAA
HEEHEN: PELHERITROAERA A
WEEHHE: —O—+tE+H+A=++tH

F1m 15T



J R 7 RAUTF RIS BB 2017 4E5 3 TR

§1 EEHRFR

HEEHNWEF S LEFRIEARR S B R BOCE. 1= SRR B
HORIRIE, FEXT A B R MR e B PR AR A ) B B AT

FEFEE AN E TR ST RO A R A FAARE AL &S FBE, T 2017 4 10 A
25 N T ARG P I 54505 (PRI SR A SIS SNE, HEERNER
FAERR L. R FIEMRR B KR .

Fe G NV LACSEAE . B 5 10 SR U RS F R ™, (RN ORI 2
S—ERF.

BN EWSIF AR AR R . BTG RE, B # AR RS RSERT
AT 20 ) B A S R S U 1

AR I % BERER Z H T

AREHE 201747 A 1 B2 9 H 30 Hik.

§2 EHETRER

B & FRIFR JURER 7 KA
R4 AU 000037

Y (B LRTF IR

R el ey Ve R 201346 H20 H
T R e A AU A0 8,151,012,034.51 #

FEP R PR RS . PREFB = A VE (2R Al B, 7908
B H AR FG M AFEA NANERERT . & TS B e 2
HA ko

AR G AETRNTIE T E N AN R GBS ST
AT T e MSROL A E, 24T ATH)
Wikl AGE S Skt R i 2 s, e EsR
BoTh MBS I S IR B PN ARSRF AL, X k< B

F2ui4k15T



J R 7 RAUTF RIS BB 2017 4E5 3 TR

HA AT H
M 45 L A e LRBIMFEHFR (BiE)
o AEEGE T AL RS, KRS K
XS IR 2 AR AR ‘ N
RFRERIE S, BERES, ST RIHTgESE.
HEEHA IR A AT TR A A
HETLEN Hh [ TR AT I A BR A ]
TEARIEESH ISR | TORE 7 Kfigr A ITREEM 7 Rf5J: B
@ F AL A | 000037 000038
WK TR HIESH
567,055,947.04 1 7,583,956,087.47 1/}
G IsSE

§3 FEEMFEIMESHERI

3.1 EEM KR

MA: NRM
X B A #2017 7 A 1 H-2017 49 A 30 H)

FEI & febR . ‘ .
IR 7 KRR A | TR 7 RS B
1A 2 s p i 3 5,343,629.38 84,672,828.59
2 A HHF 5,343,629.38 84,672,828.59
3SHARE ST = 1E 567,055,947.04 7,583,956,087.47

e AHICSEIR AR R R AR RN . BT AN CRE A R E
AR ES ) FRRAE G T B G IR, A AR A © 2B as n_E A ot e AR
ZUES, BT ARHESRAMRBAZZE, Fik, ARMEZENERZ, RIS
SIS 2 RN A SR 1) 4 AAH 56
3.2 EEHERI
3.2.1 AR ERNESH B E W R K H S RISt LB EE Y 28 28 i) LE B
1. JTREW 7 Rtk A



J R 7 RAUTF RIS BB 2017 4E5 3 TR

| kg
\ | dEdREs | kS o
o HHE I A s | FEE A 05 o
k>3 ZSYNN 7T 25 fm. - -
D RbpvE %
@ ()
@
2 =AA 1.0538% 0.0003% 0.3450% 0.0000% 0.7088% 0.0003%
2. T REWM 7 K% B:
BT,
| fEdE | kS o
e | R e | s | | 0@ | @@
I RN EZE 2 fm - -
O K E
@ 2SE))
@
HE=AA 1.1274% 0.0003% 0.3450% 0.0000% 0.7824% 0.0003%

. ARERHTEI AW IR, JFEIBEIIARSE ST
3.2.2 BEES AR RIS RiHFER R R KI5 RS B Al a8 %28

B H

(2013 46 H 20 HZ 201749 A 30 H)

JRER T R MRS B A
S R 5 W BT LU B RS 2 5 7 S 3500 EL

Lo JURBEN T R A




J R 7 RAUTF RIS BB 2017 4E5 3 TR

18.83%

16.95%

15.07%

13.18%

11.30%

2.42%

7.593%

3.65%

3.77%

1.88%

0.00%
2013-06-20 2014-03-08 2014-11-24 2015-08-12 2016-04-28 2017-01-13 2017-09-30

|— R TEES — LS|

2+ TR T KFZE B

19,64%
17 6%
15.71%
13.75%
11,79%

9,82%
7.86% /
5.89%
3.03%

1.96%

0.00%
2013-06-20 2014-03-08 2014-11-24 2015-08-12 2016-04-28 2017-01-13 2017-09-30

|— I BHEMTEESE — LiEgik|

§4 BEAWEG

4.1 &4 (REESEH/DH) Fh

FSTIHE15T



R 7 R

AL S
s - HARR N -
" TEmn b 4
BEAEH
A
u, hEEE, fiFEtts,
R EE SR s A
MAVIEF, 2000 4E 7 H &
2004 4= 10 AAEIRT Tk
WEFR AR AFLITE
N iR Ab#ER, 2004 4E 10 A&
GaH; | 2008 ©F 8 HAE) KuEFFM
& B A BR 2 ] [ W 2 5 T
(34 23, fE, 2008 -8 H 11 HZ
J R BRI ST RESEHARA
30 KAsiords ) ] 5 A 2 8 A
EHIRES 2010 5 4 A 29 HiEg(E ™
o R RiemEeEELH,
EEIHN IR 201306 2013 £ 1 H 14 HigfE™
W50 | mEerEt 20 - 174 | IR 30 KA 953k 4 1) 3k
L, T S, 201346 H
RId I E 1] 20 HALS A 7 KA
GBS K ENRELH,
G P, T 2013 4£ 12 A 2 HilgfE)
RENA R RIEEHN T MEEN
ETF 341 HEZ2HM, 201443 H
g, 17 HlE KRS A
] 5 AT 2 5 PR 2 ) i A 2 S A 2
[HIpSEZge , 201448 A 28 HjlZ
B RIE A E e st
SR ELH, 2016 4
11 A 22 HilgfE) " KEaH]
5 ETF REMREE4LH,
AL G A 7, FEEE, KL,
G7H, T R EE SRR Al
KA T MAVIEF, 2008 4E 7 H &
fes | g | 20000 i 9O4F | 2012 4F 12 HAES RS
g TR R PR 2w [ A A
RRLAH L HATAZ Ty Gy B FL 53
FHE 423, 2012 4F 12 H 12 HiEg ™

RUEA I L4 2017 4558 3 MY




R 7 R

7R R KA RAfF TR NEESR
GiiiEs St , 201346 A 20 Hid
e, B KHE 7 R4
RS T (R4 B, 2013 4F
HeEmie 10 A 22 HZfE KRR
S K AW, 3 NI FR B i)
EHERM HELH, 201441 H
REeMIE S 27 HEAES R R KA M
g TR MRS,
RRIBAH 2014 4 5 A 30 HEfE)
EHIFRESL RIS TR MR am
H; TR HE2H, 201448 H
BRAR S 28 HAT) RiGHAE M
(3 G20 1 TR ERRELH,
IE 38 2015426 A 8 HiEg F &k
Fo o e RRBERHENEESH,
GG, T 2016 4 3 H 21 HEAE
kﬁﬁ%m RIEERAEENREEE
B H, 2016 4 11 A 16 Hitg
%ﬂ;fﬁ B REMIBEGM K%
ZHRA R HIRAREMEELH,
B 3 s 2016 4£ 12 F 2 HiEgfe
o, JUR% REFRGERENREESE
BiRERSE #, 2016 % 12 A 9 HjlZ
)3 4 B RZ2BIRER 4
EEM,

Ve LARRH AT g IR e A =

N BAEBURES H Y

RUEA I L4 2017 4558 3 MY

2AEFF M2 SGEMAT I B2 CUEZRE ML 53 BEA% B BRI M%) AR RILE
4.2 REWALRESB/EEATFEEL U

AARE A, ARIEEEBENREST (PR NRIDNERES R 553 eik) KHE
B (REN 7 RETFRIEF R SRS G R A SEEE L E ,
AEWSAEH  BRS DT S BN Y G B, AR A P XU i R,
SO PHEFA NEREAN . RGN, RSB EEEeM, THFEEEFAA
A AT N, S MBBE BT A R R & R IUE -
4.3 APREERRHA
4.3. 1 AP G ERHAT

N AR TS SRR R, SRR S o BT K P R R, R iE

U151



J R 7 RAUTF RIS BB 2017 4E5 3 TR

IS AT A S R R A VA, DRAIE 258 5 JE U AR ST

FEBLBL R Y ARSI 710, 2% ) 11 EE R 15 B 2 45 B I i S8 b ORI T 46 ik
PSR, AR R UK T O SR i o A RIS T PR R B IR L
PR A G EEAAERPEEE A AT ULE R, I R GO AR /5 221 A% 1 e 4tk
FEf7. G RE, R G R e se . s ise. BBl i, Ra- T
FIEI, 2 PO B AR 4 o MEBEAEAZ 0 DA 128 1 B I S B2 A0 5 R GERH I BE A i
REREAT SCIN W2 R 00, S o8 A ) S b B Pt s FE A B I I X 508 . R TE %
A2 Gy A SRR MO I SRR, SIS 8 RS ) 2 i 4l

AN, ERA TR 5B S APATIE ORI, ARKREAGZE T AT
X5, REAAEMA R THIZ 5 HI.

4.3.2 FHZHIT RN E L]

AAEJFEN EERIEA R A G Z 0] e 442 A A B LI EAT IES7 %
WA GERIN) BA B A S ER 55 H AEAT R3S S o QR DA N3 K
WS [P SRR 1 DL 7 L AT I A1 A2 3 0, U RE e 8 m] U P A H O R R R A

AARTEIIN, AR HE 5A N7 E PR HAR SR A A R KA R H R FAE 51
(R
4. 4 WEHIAES OB KRB IED T

2017 =R, HRAT IR BE oM AR AR B B R AN S PR, e R TR < RO 1 N A
Rt EMpRefRI5m, WeMRaeEd A FIHEZ TG, R007 fErik
HARER AR, FEE RGBSR R R, LR ER A RO
A BT W N B MORATHIRIERE , BASL R EELATHIHIEHS . A
AE AR

JEEARIIGIMBOR, BIRRATAAT 1 WIE— A AT ARIAAT B 2 e i 22 531
HE GBOR, (B UZEORE T S 4ERF 0T i A R AR Z IR o ARATHL
A 2R 55K, B ARARNURY SR 2 i i s e B BOE A 55K R i

AT GRS A BRAE S ARSI I v e L G IR K . A S AETR ) 2 H 4R

8

=

1571



J R 7 RAUTF RIS BB 2017 4E5 3 TR

DA B, BT ERCE o PR T W AE ORI A 1 (K B4R T AT R
BRI nl_ EIR A A EE
4.5 WEWAZS NV SEI
RAREHAA, TR 7 R A FIFEIGK RN 1.0538%, | KM 7 K B FiHH
KN 1.1274%, FEIANE G HBEEAER RS 4 0.3450%.

§5 BEAGHRSE

5.1 EMREESH-HEEM

B b 3 4
FFg A gE| & (TT)
(1 L A51 (%)
1| [ e A A B 3,691,766,071.80 44.98
Hr: iy 3,691,766,071.80 44.98
B SRR - -
2 | EANRG G 2,307,317,580.97 28.11
e S m0 e i) SENIR B
ST ' )
3| AT Bt e a1t 2,188,620,608.43 26.66
4 | HAhBE 20,574,085.27 0.25
5 | &t 8,208,278,346.47 100.00
5.2 MEHGZEEWRE BN
P | i b B BE B L (%6
1 5 3 N A5 77 el D R B AR | 1.09
Forre S = [ e i % ]
5 gE| o < B
JF5 &0
sl (%)
2 0 i BAPR A5 77 (el g i 5% AR 40 | 51,380,802.93 0.63

FoTTHL15TT



J R 7 RAUTF RIS BB 2017 4E5 3 TR

Horbre SEMW R fb B
T R S AT I R AR o < A 1 A S s 3 P A ] AR
ol B 7 1A LL A 1 T BT A4
555 IE B B &R DT 2 & F = FE R 20% B8
RIEGEFLE:  ARBEE N A E AT 7[RV T 3T 6 27 11 ) 55 4 R AU
PRI LG I RE I 40% 7, AEIIN, AEEEGRRABIREN.
5.3 HEBRHHAAFHRKHR
5.3.1 BHAAEFHRRRELREN

T H RE
A5 HHARARL 02 AP 29 AR IR 84
5 PR AL T R A R A o4
i H
SR InEr i P P ] 5 4
(S(EH

WE AR T A S TIIRAF AR 120 RFEFH U
KRESEFRLE:  “RESREHEGI PR R RGNS B AT 12787
o AR, AR A AR .

5.3. 2 REWIRB A G-F R R IR 747 Lol

e . BWIBR G SR | AW LR 3
FRFEI S (%) | PEEERILE (%)
1 [30KLLA 28.31 0.63
Hodpe FIRAFSIEN397R
R 3 ) 2 £
2 | 30K () —60K 26.92
Horp: FIRAAEIABIL397R
17 3 ) 2 £t

ZE10TT 1571



J R 7 RAUTF RIS BB 2017 4E5 3 TR

3 |60k (&) —90K 21.63 -
Hrp: FRASIAEIE397R
[V BRI A ' '
4 [90KR (F) —120Kk 0. 49 -
Horp: FIRAAGIABITI97TR
i B % : _
5 | 1200k (&) —397TK (¥ 23. 09 -
Horp FRAEIABIE397R
BRI : :
it 100.45 0.63
5. 4 REWNBRAE PR RS T 240 RBFH
ARIEG AR S PN R R A G- FIFIRAFEHIR KA 240 RETEHL.
5.5 WMEMIREMIFMA T RIGAHFRERLE
Fr5 {5155 i PERARA (0 AR
LB (%)
1| ExRfigz ; _
2 | RATER - -
3| &R 409,493,513.68 5.02
Horr: BORTEE R 409,493,513.68 5.02
4 | iR - -
5| Ak R B - -
6 | TSR - -
7 | EDAEER 3,282,272,558.12 40.27
8 | HAth ; _
9 | &it 3,691,766,071.80 45.29
10 | FRAFSGIHN 397 REGPEF - -




J R 7 RAUTF RIS BB 2017 4E5 3 TR

| B e s
5.6 WEHHREMES A IS = RE LFIR/MEZ KT 2GR B R HY
MAFHE | amA )| HIEETE
e AR Bt 7 A4 PR
(5K) fEELf (%)
17 £ B4R
1 111718344 % CD344 5,000,000.00 | 495,940,894.10 6.08
17 WiLZR
2 111783841 T AT 3,400,000.00 | 333,428,053.36 4.09
CD039
17 7P A
3 111798278 | AFi4E4T | 3,000,000.00 | 297,963,672.48 3.66
CD099
17 AR
4 111715210 % CD210 3,000,000.00 | 296,934,788.89 3.64
17 BERAR
5 111783209 K AT 2,500,000.00 | 245,538,250.71 3.01
CD162
17 H 54K
6 111783438 AT 2,500,000.00 | 239,525,073.58 2.94
CD052
17 K3
7 111793539 PUARAT 2,050,000.00 | 200,528,500.33 2.46
CD030
17 91K
8 111798323 FFARAT 2,000,000.00 | 198,671,087.30 2.44
CD087
17 “F225R
9 111711280  CD280 2,000,000.00 | 197,887,677.29 2.43
10 111783807 12 HRIR 2,000,000.00 | 191,724,785.57 2.35
1T CD133
5.7 “BTFEM” 5 “WRBAEE” HeEER=HENRE
i P 25155 100
15 B DA i 25 BB ) 48 6B AR 0.25(5)-0.5% (8] B B 0K
WA W 2 B B e 0.0223%
5 BA PN e 25 B 1) B A -0.0156%
WS NN AE S B A 25 P 1) 248 6 1) 1] FRP- 218 0.0121%

FE12003E 1571




J R 7 RAUTF RIS BB 2017 4E5 3 TR

R HA A 5w B B A XHMETIA 3] 0. 25% 150 4t B

AT S AR A R OR AR 1 R R 4 LTS 3100, 25% 15 L o

A A IR 5 B B A NHELR 2 0. 5%15 L 1 B

AR G AR A RO AR TE A 25 B2 IR 4 B TA B 0. 5% - 1L o

5. 8 MERIRIZ A RMHE S FE ST = 15E LB K/ BRI+ 48 B 7= RIS R BA 4
AT AR IR R A 577 SRR

5.9 BBAAWEMHHE

5.9. 1 E it ki
ARHEA KR PR A TN, BT R DL SE N AT R, $Se bR R I e

HSRNINF AN S 44, FE TR IR AR, & H RIS .

5.9.2 ARG H BT+ 2 AUFEIF I RAT BARTEARIE I I I B 1 R A

BAE R E gt H AT — RS2 B A TFE BT, AT IR .

5.9. 3 H A& TH = B

e EN EH(T)

1 A7 H PRAIE 82

2| BIWCIEZFIE SRR

3 VL& IPSY 20,574,085.27

4 | PRI

5| HAbRGK

6 ok
7 HAth
8 &t 20,574,085.27
§6 FHREESBHZED)
AT Ay
i H IR BT RARIFA IR BRI T R I5B
AR HAHA W] L 1) AL i 454,333,246.32 7,495,148,165.93




R 7 R

RUEA I L4 2017 4558 3 MY

AN 5 3 4 5 H 47 i 749,450,772.83

141,364,217.48

AR HA S < i B ] 73 45 636,728,072.11

52,556,295.94

0 ST A Bt < A7 A0 L A0

567,055,947.04

7,583,956,087.47

§7 EEEBEANCHERRERHLARESTH WA

AIMEA, REEHEAAEBHBAAEE G BB,

oL,

§8 RMEFEHERKNIMEZEER

8.1 MEHIA B —REHERHESHBLHIE B BGET20% KI5

I ] S S A < 1

R IS
SR 0 A A e A L ﬁmﬁ*gﬁ S
e e R e
K51 kB E | W | ol | e | e
i = il
TS| oot | B | 6 i RN v
I i)
7,406, | 82,60
i || 20k e e | 000 | TASBETI3 g,
22.43 12 .
7 R AR

WEWIN, AR

B HFEA AL A 2 GRS 20% 1B B0, YA g
B A MRS 2 B E R A LG ROy I,
ARBTG5
I AR E e <5 % 7 DA N0 5 5 2 PO R[] R
ANTATAEH G T PHHERT 5000 J370, it
Fep I EE AU I G A FSF G .
HE BRI,

AN B8 R R [
BB E KA E R I E RO MmOl T 28 BN AT RE ok &
Hs B U (] i A < H L 8
A e I I e iz A g 3
2 4 A TN R T 4 PR K00 FR R R AT THL VP A
se LA I B B AL, DISEORI AT A A 2

RN

9.1

§9 HEXHEX

HEXFER

1 IR I Sttt ) R BRI 7 R A o3 RLIE 7 4 1
2. (R 7 REFFRNETF R R 5 e A F)D)
3. (R B E B PR m] T S el 55 HUN )
4. ()R 7 R RUETF B0 R385 10

F14713L1571

Eud}

EHFERICT




J R 7 RAUTF RIS BB 2017 4E5 3 TR

SRS
6.2 BB B G5 B AT B LI
7REFUE NS BRI B LI

9.2 R
UM R X BN RIE R 1 SRR E R R 31-33 £

9.3 ERHFR

LA AP & ya TAEH 8:30-11:30, 13:30-17:00. % #H Al gk & i,
0 R] 4% AR 9 ) S A ER AT

2.k . A NMAE: http://www.gffunds.com.cn.

BT WA ARG H N, ATEAARSEEANRESEHEARAR, HifH
T 95105828 B 020-83936999, E & HLT-HEfF: services@gf-funds.com.cn.

TRESEEARAF
—O—t#Ft+H=t<tH

SE15TUFE15TT



