M4 RS 2h L EX M FR B0 AE ST B R
& 2019 £58 3 FHEMG

2019 £ 09 A 30 H

EEEEAN: BEESEEFRAH
EETEN: PEHRERRITROERAH
WEEHHEHB: 2019410 H 25 H



RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

§1 EEHRR

RS EHNNES S LEHERIEAR S GO ERICE. R PR B iR,
TR LA BRI FSENE S HERR RN 58 BV AR HAN Bl BT 54T

FEIE N EEBARIT B O A RAFREAREESFME, T 2019 F 10 H 24 HEZ TA
WA I SRS IERIIASER A GG FEAR, RERRNEAEEREICE. RS

IR B ORI -

BB BN R U LARSEAE T B ST A SR S RIS Y 2R 587, (HAVRERE & —E & .
RS IIEAEW ST AEHARREI . BeRAT XU, BEBTEAEA I H5E5E o SR AT R AT 20 ] 15 A4

B AR EE VIR

PNl B S N2y
AREWE 20194 7 H 1 HigZE 2019 49 A 30 H k.

§ 2 E&P MmN
2. 1 B FARFM,
B 4 TR WA TR 43 4%
N TR LW
B FAY 160636
HGiafE i FLRIFFREC
FeaERARH 2015 4 06 H 16 H
e IR 3 < 3 e 125, 603, 340. 10 £
B H bz SR IR AR EG 16 SRR I B AR B R 2 i ME, 19K H
BRI S FE A RITE 0. 35% LAPY, AR RIEFR 224 HITE 4% LA .
P SR A H G R B AR B B R T7 i, 45 T8 A REAE RR i Fia 0 1 5

MR IR B B AL, IFARIEAR (75 KA IR S H A (122
HEAT AR R RS o A FTU A i A R B pse o P A A G e 8
K o ELAEAT NI, BDR ik < D R R ARG [ 25 X AR BRI AR P 3
KRR AT REAT ORI, B8 R LU R R DL BRI PEAS AL 1

%20t 14




RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

B H A 57 DR 3 BOTGVEA U A R AR R T A, FE BN W] LA
S A FATIE LB, IR RIREAR . AR
<4 IS 4 IR OO 0 A B M 2 5 [ S0 M 557 B v 22 1) )

PR R A B E AN BRI 0. 35%, AFEREFRZEAN LT 4%. W RHEHd
A1 D 2 A DR 2 SR B e 2 P AN B R 2 i b
BB, < TN ISR B 5 B It i A BRI Al B R R
I K.

R

N|&=a3 % FRAIE RS 31 L X 8 B 2 6 X 95 % + B AR AT TG A7 R R (B
JG) X5%

JRUB AL 2 A RIS JE TR RS, H UM R S0 TR G B4 £33
FAIES ST S, JPUEF B AL G i KU B T
R I e [ AT G o Fe e 4, B IRER AR R BRI, H
A SRR R E L SRR BT AR A 2w AR ALK KU 2 R4

BEEEAAN A 4 AT PR 2 ]

HEIEN Hh ] A R ARAT IR AT BR A )

TR PRI 1 HE S R NS LI R 3 2 HIEA B

TR RIEE 1 A TR LR Ik A kB

NIRRT S 160636 150245 150246

IR N R HEEE K

LIRS

114, 516, 666. 10 {7 5, 543, 337. 00 3 5, 543, 337. 00 3

MR 7 G KRS 2
fiE

A JE T R A
< HLPOYI A RS 5

o TR A A
IS 4 TLIR R A A7 B9 RS £ TR R B AR AU AR

FRIEE ST

S e KA A B st K8, B
& NIRRT AL

JRs: HPIS a AR | XU L FIUMA A
g AU B T

BAR IR - B R o
e 2t F i it [ IR A3

AR,
ERbR TR ECREL, A

3T 14




RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

ShREHE R, R R
TREP AR 22 7] A
ALY PR YA 2 AR AL o

§ 3 FEMFZRIENESHFERIN

3.1 FEWMFIEIR

B ARG
B 55 Fa b AW (2019 4£ 07 H 01 H - 2019 4£ 09 H 30 H)
L AHA & SEB 2 3, 340, 276. 53
2. A A 12, 529, 626. 40
3. BT 3515 4 A A0 A 1R V) 0. 0988
4. AR G 0 7= 14 E 127, 099, 361. 08
5. AR e A1 H 1.012

T LA OIS fR RS AR ON BB . AN (RS A e EAR s 1
BRARSC 2R FLJS HOR A, AIANE Dy A ] E s B e n b A 2 Fo i (8 22 sl i »
2. frid e SHE R AN BIE A NN B 5 e & T, T3 5 SEbriicas K1 2

TR o
3.2 B ERI
3. 2. 1 AREESHPUFEN KR RS RS L EE s R L
X Mb &5 e i L U
n FHEIGKR | AEGKER | kgt e _ _
B B @ b ) U 25 2 q%ﬂi?@ﬁ O- | @—®
HE=4H 10. 96% 1. 53% 10. 97% 1.56% | —0.01% | —0.03%

e & B e = IE RS ) HLIBC R iR Bl i 2 X 95 % + RN EMT I AR OR . (B JE) X 5%

3. 2.2 HES A RAEMUKRESRTHABUHER KE23) RS FRMNL S LB R4
e 28 ZR AR BN ) LR




RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

ST B PR 35 48 B T T -1 S 5 U] A Ml £ PR AR B SR KK R S i) 15 St G 3

0.05
. 0.00
i =0.05
= -0. 10
;T: -0.15 N,J
= -0, 20
f_ -0.25 l
4 —0. 30
- m MM WW M w M
<1 =0.35
& -0. 40 I‘ “ ! W LV\ JW\ \NJ
:'3: -0.45 I' |l l’l\w ',-"L; A e, 2 r\» M >
gl S L SR T e *\w‘ e
% 0. 60 ¥} ‘lv ‘\'rw',‘"" i
-0. 65 Yo
Al
i i i i i I—N'Efiil‘c.\"i"1x’l'.i:i ll";— ":l|““:’=,' HE Tllu:‘w | i i i i i i i
 AEERSEET 20154 06 H 16 HARL
2. HWEECHWIL R, AFEEHF T 7 L] 2k 2344 7] M e 1 25 T k1 .
3. 3 HAttahz
To
§4 HEAME
4.1 4L (HESEH/NH) @i
EAREGHRESEHIR | IFHMN
k B — i f
BE L BE TamEm | mEam | wER Lk
SRS, EEESE, T2
+, 12 FUEgREE M AL,
ATFA T AR AT A A O (BRI T
RS eI /NI DR €/ T I
2011 4F 3 Hhn ¥ msaedt &5
, INE S BHIRAF, JiAT MR TR
RES" 2018-04-28 - 12
HHA | pmm T TR, R R

SRR R, oG NES
ATAE . SIS TAE; BT
AT MR S L,
2015 4F 09 H AT FE R4
50ETF BXfedb b G228, 2015

#
=
S
=

=




RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

09 H AR BE A EAE R A
50ETF #4542 3, 2016 4F 06
H % 2018 4 05 H HHATMS 48 22
BRI EFHEET, 2016 F
07 HAHAE MG 4 =k o G Jk 4 Jk
S48, 2016 4 09 HH 4L
PR 300 FREL (LOF) H:4H4
2P, 2016 4 09 F 4 EMEED
iE 500 164k (LOF) HE4E&REZ
H, 2016 4F 11 HHAEM4E—7
—R RS ISR, 2016
1L HARAT S A RelE o3 2k
SREZF, 2018 4 04 HHAF
WS B BRI 7y g B R e 2 B,
2018 4F 04 HAALMEEADILR 5>
WHILGF 44, 2018 4 05 H
#2018 4 08 HHAEMEAEI IR
300 fFREUG A SRS LM,
2018 4F 05 HAEMEEAHEH /N
VIS (LOF) &I 427,
2018 4F 05 H AL AW e 73 2
FEFEZ4T, 2019 4£ 04 H4H
{T3H ETF &R E&%H, 2019
07 HIAEEPG ETF B4 dk 4
B, GRS B AR S Ml
Bitk . AMEIAAN RIS IS S
PR R AR

VE: 1 AENIH IATES AR H 8 2w E o€ Ja IR AR 2 B SRR RO A ik e BT,
ERH W AR G S FRIAERH

2. UEZF A8 SCRMAT ML 22 56 AN B4R BRI ME A R IE -
4. 2 EE IR G H N B SIS ER T E 15 0L K5

WEHIN, RESEBEN RS QEFREREEIE) FEEAN. P EIEE S0 R E
PARIEEERINAE, REWETE SRR 5Tn 8IS BN R & 50>, 8™ A% 42 i XU Y
Sehk b, RS BEEA NRRE A m . RGN, REREEEGM, AMEEEREEEF
AN 5 < Oy B A N 2 AT o

4.3 AR5 EIUH

4. 3.1 AP 5 ERRATER
WA, AEEA A TEREHIAT AT 5, BN 3R A ERT AT

K
ST
P
o
4



RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

4.3.2 RERX ST AL IS
I, AT G AR R AR VR A O < I 3 A R B 5 A 5 AT N

A A S ENEH WA R RAES 505 T AT 50 R H A58 5 RSB I
FINAZ Gy B 2 2 RSB SRR S RO 2 Ik, EERAE T iRt G siE i &
J T3 A S AN R 2L
4, AR VI SRR S RE (4T

NI B SRR TG HEE G BB SRNG,  FF RO 2 < F AL (R (R Al B, 0 BRERFR AU as, JF
o 2 < BR R 2 P A A PRV A
4.5 BERA B I SRR

AT GAARE N, MSHER S TN 2 A A EHE AR 10. 96%; I8 HEA 5) TR 7 20l 55t
PLRIE HE R K 10. 97%;

4. 6 MEMARESFAE NBERES H = HEBE Y

o
$5 BHEAAIRE
5. 1 REMREEH=HEEM

P T H & (NRt ) B S B IR ()

1 s % 7% 120, 199, 374. 37 93. 31
Horpe RS 120, 199, 374. 37 93. 31

2 FEGHTT - -
Il 5 AT 7 FE T - -
Hrpe iz - -

AR & - _

WES

4 Dkl E s iy - -
S RAT A AR - -

6 SENIRE G Rl - _
=
Horpre KW ]
) ) S N IR A 4 - -
Rl 7=
RATAR 3R 55

7 it 7, 660, 200. 57 5.95

BTl 14




RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

HAb 5™

964, 262. 26

0.75

it

128, 823, 837. 20

100. 00

5.2 WEAREAT W R ER BRAE

5. 2. 1 HERIRIBHEFREZITW A RIIFABRERRAS

Y 1725 ARME GO o J 4 B = 1R E A (%)

A VS N S| 4 - -

B KA - -

C il b 66, 739, 076. 90 52.51

b B, #71. RS - -
SR =R R

E A - -

F LR N 4, 365, 136. 40 3.43

c LIS K. BfiE B B
MBI

H fErg Aol - -
5SRO

I R R 36, 969, 593. 87 29. 09

J Sl - _

K| btk - -

L R ST AR 55 ik 55l 4,743, 234. 18 3.73

y BHERFFEAEA R ~ ~
5l

\ KR AT A S ~ ~

T EE
0 JE R ARSS . ABEERN - _
HoA AR S5

P HE 766, 317. 00 0. 60

Q PAEMSTAE 3, 085, 996. 41 2.43

g | ¢§£%$HQ%E% 3, 327, 766. 00 2. 62

S g - -

it 119, 997, 120. 76 94. 41

5. 2. 2 IR E IR E AT W REFABRERTAS

g AT ARME G iy 56 4 % P 4R B A (%)
A e MRy el - _
B | RANk - -
C il i 124, 054. 97 0. 10
D B, #J1. A

JeARKA R R - -
E jEEiN |4 - -
F R A ZEN - _
G LimIsH . GiER - -




RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

MO
H fEqG ARl - -
: 5L AR
RS 78, 198. 64 0. 06
J Gl - -
K S5 Hiu =l - -
L FH GG FA T 25 MR 55l - -
y BFEHIE TR A AR
Al - -
N IKF PRI A S
T R - -
0 FERRS . B3R
FoAh 55l - -
P HE - -
Q PAEMSTAE - -
R A ARE MR
ik _ _
S LA - -
it 202, 253. 61 0.16
5. 2. 3 MEMARFAT W R BOER R R ERELH S
To
5. 3 MEPRIZA AHE HEE T = #E B XD HEF R T2 REE R E 4
5. 3. 1 P BRARNE HEEF = HE IR/ HEF IR 2 R EE S5 4
e | mEAE | REAKR | MR B | ARBE Go %ﬁf;{fﬁ
1 002475 SR 5 145, 440 3,891, 974. 40 3.06
2 601888 Hh ] [ iR 39, 503 3,676, 149. 18 2.89
3 000063 HH A TR 111, 300 3, 562, 713. 00 2. 80
4 002415 T R AL 110, 000 3, 553, 000. 00 2. 80
5 300059 KM E 228, 692 3, 380, 067. 76 2. 66
6 600570 RSN 45, 141 3,337,274. 13 2.63
7 002594 A} 63, 600 3, 102, 408. 00 2. 44
8 300015 5% KRR} 87, 003 3, 085, 996. 41 2.43
9 600588 FH R R 4% 87, 340 2,697, 932. 60 2.12
10 002241 HOR AR 136, 700 2,403, 186. 00 1.89
5. 3. 2 R B A A o5 24 Bt 7= 1R E ) K/ NEE P O B 48 B = B B B 4
Fe o | memfm | mEman | HE B | ARKEGE %ﬁf’; fﬁﬁ e
1 603927 HRRHR 884 78, 198. 64 0. 06
002962 L7 1, 597 71, 018. 59 0. 06
300790 FHE G 671 31, 094. 14 0. 02

B O9T 3 14




RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

|4 | 603186 | BHEiL | 816 |  21,942.24 0. 02
5. 4 & PRI B ROBHFRREAE
T

5. 5 R H BRI A SMHE 5 ES T 198 B DN HEF R A R S B A 4
.

5. 6 MEFIRIZ A SOMHE ok Ze B 198 LU R/ D HEFF BT +42 B SCRAESF R
Gk

Too

5. T WG BIRIE A SEMHE 5 FE & B 13E LB AN BB i 5t & IR B0 W4
.

5. 8 A HARIL A FOHME i 2 B 7 13E Hi ] K/ N HE R B BT FLAG BGIE 35 BA 40
o

5. 9 MERAE ST R KB BR 5 1 0t i B

5. 9. 1 1R 5 BIR AR BB MR A B R-F A0 15 20 A 40
To

5.9. 2 AR SBRBII R HBHBUR

A I BB BB I BOR AR U B R S0, CLEIIR(E Y H K, B BOESRRE T 25
TERF AR B & 20 AL 7740 R ISR SR AT ATV, B {1 A gk [ g 300 < 9% 7 e 45 B 2
B R LG A AR B S 5 A, IR BIR SR A B B H

5. 10 MEWRARE SR E I EFRE KR 5 B UH
5.10. 1 A3 EFRHA B R BOR
R 4 i 4 4 [R) FRHE 91S BL poA E A E M B T
5.10. 2 MEHRAE SR E N E G EMHREHA
R G 4 IR 5 R VU BB o o L A [ R B 8

5. 10. 3 A {1 H A LE B BFA

A e e ) 15 9 L A 5 TR BB B B
5. 11 {EAGIREME
5.11.1

ik /o

ORI SORBEGr A  FEEE 2 FAR A TR AT P EHe A F 5 S0, 4w R0l TR
UEZ3 M P I RIS 2 BT R U 68 495 i Ak 17 e B e s L 2 i

A ROE TR W E R AN A S B Ak 1 A L
O L TAFAMFAERGIE S M B B 1 TR 5 BTk 31 A 1 L o

N

b

T ) SRl FAT R S M A0 1 DRI AE 5 TR B A it B R e AR

e

%1000 3% 140



RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

2016 £ 7 H 14 H, PEIEFREEEHERSLRKRER (ONER “LAIERR" [AHE
HH GRS HORBAR A R A FER BT SR it sk ) ([2016] 32 5D

Iy W ZRIE S R PR 1 E BN 25

RIEF ERES & (LT ARIIZEEINE) GEBESAS [2010] 12 5. (RF LHianE
SENEE BANE N BIREES E M AE ) GERS A% 12011 30 %) FARHME, RIS
XA 2015 A PR N HEE B AIE N B e S HIE0EHT T R0 A . &8, FEAAELL T .

(1) 2014 F4EIRIKFRD 2015 F—FARITE ) 2015 4 LAEIRILTR) . 2015 F = FHRIFE) -
(2015 FEAFEIRAFR) . (2016 E—F4RBETE) DRI E(E BRI AR R, RBio#H, WF. &
GUETRN G, S 2 LS B LA 0T LR 5 T B 45 A GRS A L.
A B N4 ) AR S R A A . S A W SRR 0 LR A

(2) (2014 FEF AR B (2015 FEEFEFIEM ) AR A FAE SRTEAMSE, REIL
EH WHE. WAEBEANG. KRR ARG R

PR AT AN A L AT SR BCR R RIE. R AN S A B
Tt

(3) CRITFFBOTRD . (CEARFIUS) HRKIARE BRSNS, Bl RE B alE
N5 IZH I 0 AR B AULRC . FEFAR DGR 3R R TUR , ARECHRETTTAEA
PURZE RS B L.

BEXT AR R, 1l AR R R o) A ) SR BT A R IR AT B A I

2. B

AT B SEESE, BOL T LER KK DEFRSME. IERFSRE. NEH
T NN EESUNE, BB, RZR T RS PG R, BRI O T A
H ST A S B SO R TS GEME 25 [2011) 30 5), XHEAFIAT (W%
SR NEHEGIREY, RIFEHRA ST EEE, ZRMNMEET, %R ERFIE RS, ™
B P HAS BRI NI, 5238 HE B A0 NS0 HI AT . AT 2015 4 DIOR BRI & P 4&
GRAIE N BB DL TR AL, 514 UFF5 5 M A 42 HE AT SR i SRR 2 =) A DG FE R AT 40 78
FHid. [FES, 2AFT 2016 428 H 17 HAFH w25 =+ /)RS WHE SGEI BTG (X
A5 BAntE NG BEHIEE Yo

EESIREHF MBI TT RN IRES TR A R E R IG O, 4% I8 S T
SRAEFP, M RS ST N EE AR R E R H AR & ST AR ARy, e i3
FARRL I T NFA5 SR N B R R SR I IRE TR, B 2016 £ 7 A4 LR,
PFSE IR M I 5 AR A RS KIS R S S AT 1 8L, JF
22 8 ORI (0 HERE K N ST A S S AR, AR P15 S N B e B

bR EIRFETSL, ol AR 2 WA AR T I 8 AR 1A 5 S P SR B A 9% it B A 3 17
Bl

Xt EIRPER ISR B R SRAE P AU . AL ORI &, VAR BRI TR, SR PR ER

oL 3L 1470



RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

R, FHZIUESE IR 0 IR T2 IR BUR 0 IR B BT RC &, AP AR 8 & I HRUE, 2R
BT CLHAT AR A I BB IR SRR, A B R RN 2 ) ] P PR €

5.11.2

AT SR IIATH PSR B 2 e B R E SR 2 1 R

5. 11. 3 HA B F=Hy Bk

s B &R (NRmi
1| FHERIES 7,975.95
2 | MIWGIESE K 852, 725. 19
3| B F -
4 | MR 1, 756. 32
5 | MZUSCHRIEER 101, 804. 80
6 | HAdRBGK -
7| T -
8 | HAth -
9 | &t 964, 262. 26
5. 11. 4 HEWRFFA B T8 I HA I v 3545 25 BH 40
T
5. 11. 5 A RIS E 5+ B = AR UE SZ PRI 5 B
T
5. 11. 6 k45 BRI B8 A T 4% IR B2 A5 Uit 38 52 BR A5 1 AT 4 B
o o o e [DBSZRERTT I A SO RGBT ME | TR IR
|| BEAER || RS b (%) "
1 603786 FHEIA 21,942, 24 0.02 AL
5. 11. 7 BB AH AW MR H AR SCF R 5
T VU RIS, BT A P 0 i F5 & T2 B AT REAF R R 22
§6 FFBRFE S F2 5
Hfr: 4y
T H IS E B X 43 2% HEEA HEEB
ﬂif%ga%H%U§§§E 115, 604, 809. 06 6, 224, 950. 00 6, 224, 950. 00
syl

e ot 0 0 1A) At
ek 473 2

11, 641, 626. 75

U8k - A T 3 3 1)
Bk < i B [l 47 A

14,092, 995. 71

o127 3 14




RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

e ot 0 0 18] At
I o A2 2 4y A
QR RN
"HEBD

1, 363, 226. 00 —-681, 613. 00

—-681, 613. 00

et IR 5 &

114, 516, 666. 10 5, 543, 337. 00
1 BB

5, 543, 337. 00

T Pe o AR BAR BON A HE < = A B T PR FE S e 48473 0 o

§7 REBEANCHERFRERALESHR

7.1 BR&EBAFHEES MR ER
o

7.2 BR&EBNEHBERRERRAEEST 5 HAH
To

§8 MBHERRHILMEERFR

8. 1 AN BE—BRERFAES M LA R EGET 20%H1F 5L
To

2 M EERRNEMBEREGR
T
§9 BB HHEHR
9.1 EBEXHEZ

(—) (ISt IER B BN IR 0 SO B i e i e 5 )

() (ISP UER ) BN $5 500 SIS BB A T i)
i3k

O 147

w




RS FLIPE 43 2% 2019 4F5R 3 ZRJE R

(=) (ISP IER s BN G S JOEZ B 3 4 2019 £55 3 TR ) (R3O0 .

9. 2 FHTUH 1S
TEYTHE H X AR = 8% 168 SIRYIEBRi 2 o0 43 B SE AR A .
9.3 TR

B A RS FNE N TR N e R e, ] 3% DA R SCE BN, mlim i A 44 7
AW Chttp: //www. phfund. com. cn) 2.
WREN ARG FUG gen, rlGEHARESEHMAMERELSEMAERAT, AT CITEE

FRS &4, SR 4006788999,

M4 & B A R AT
2019410 A 25 H

Ho4T I 14

=



	§1 重要提示
	§2 基金产品概况
	2.1 基金基本情况

	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式




