R IEAIZ 66 4~ A & BT U7 BLIES7
BREEE
2021 £33 R G

2021 4£9 A 30 H

HEEFHN: FIKBELSEEFRAF
EEFEN: YTEREBITRGARAH
WEXHHER: 20214610 H 27 H



SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

§1 EERR

G N (¥ O S ARIE AR, TR B/ R R B 3R T PRI s s,
TR LA LS L R I A 58 B AR AN Sl S T AT

FEFEE AP ERARITRO A R A AREAR S-S FME, T 2021 4210 7 26 HE&Z A
A I SSARR . HER AR A SR EFEALS, RIEEENEAAERBICE . =R
T B KB .

FEG T R OB F . IR S SR A IS R A T, (HNBRAESE G — s A

HE G AN SOFARR AR I BT RUKE, BB TR 3R SR A AT 40 ) 13 A
e e ST IR

AR I 55 BORER Z T

AR AE 2021 4E 07 H 01 Hi2 % 2021 4F 09 A 30 H k.

§2 FE T AR

Fe L THFR FORK I a0 66 AN H & BATF Ui

H e T 009235

HEEETT A RLIRIFF I

HEeEFAERH 202047 A 16 H

e BRI S B A0 7,999, 994, 438. 75 11

e =k N AFE G R HERA BN, KRSV E TRME (EE SR
TE PRI 45 R 22 AT IR [ B IR R B 72, 4 SR 4 8 7 1 K S A i 14
fHi.

PG TR AN, ISR LNIFA BRI R RS, s g

WHC A R B0 H 0, R R 211 Aot 20300 H s lal g H A
TR T B AR H o B3 T35 RN G, RS0 AT
SEAT L 1Bl B AR 28 2 RIS Ta) s 5027 2039 H 1B PRI A 5 21030
HIEBENRAT MR ER, AR Z2HH . S AT BT
e A AR R R, EAE S (dab TR AT 5
X AR BT ] R W at i A AT AL

() Bl B

AHe iz B N B A A AR T R BT o A AR S s
EBURRB R E, R F AT R b B 2R B R B L

%o

() JHIPRBC & s

AT DL P I EEAT B BT IE A « 0 4 3 B0 AE DT T 7T 58
AR, AT AR AR KI5 B B, priit &
i 7 AR R B e 0 H K5 200, Pt 2 H (81

%20 k11




SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

Bl HD AT AR .

(=) KFHETAE

T B RS AR 7 A S B R T R AT S L i ALk A ) i
B3 LS I 4 S A5 T i R 2 T TC L P B

(VD iz 3505t s

BB AECRUE BT P sl PR A BRI L, SRIUR Z HUYI HEnE | (5 FH 5
AN WU AR 25 5 AR 35 B2 071, T SRAE 32 1l 48 28 KU (R B At 1=

BREUREE HiC S -
(L) B SCRAIE R 58 SR
AT AR BRI TE L PERTEE R L B i S LR Bt 5

PRAEAT s AR SE R R BT T, OB P i AR I it A2 4k, JFil
RERFFERR IR R AT 2K, TSR A £200 2 AL AR IRIE SR I A S
A 2 (RIS

(7)) FFBOYIER 58 Hnk

TN, AT N RFE R A Gk, T7 R s N L H R,
FERL S AT A R TR PR 5 P08 LI R4 T, B 2 EER A sl 1k
T SRR BT T s P R R BT A

Mb 235 bl A B v AT SRR (BUE) +1.25%
RS 2 R AIE AT NI, HLTI XU N T 35 KPR T I ZE R A 4
WAEMES, sTRmliniEs.
LN FOMHK I I 4 B HE AT PR A 7]
HEETEN rh [ AR ARAT Iy A BR A 7]
§3 FEWM FIatrME LI ERIL
3.1 EEMZfatn
Bfr: NRMit
EE B S =07 AR (202147 H 1 H-2021 49 H 30 H)

1. A C Sl 3

74, 887, 200. 67

2. IR

74, 887, 200. 67

3. IR 5] 3 440 B HAF i 0. 0094

A AR B HE

8, 335, 353, 833. 54

b. WA S0 BFE

1. 0419

e 1o A ORI IR R G AR SN . BeiRiias . oAbl A& 2 sepiEeshiias) 1
BRAIR B JE B ARE AR A L se i s in_EA ] 2 se a2 shiieas, ARGk
PERAVERZ S, B, AR B shai A%, A C ST AIA IR 1 U A .

2+ ERIEEWSHRPS AW RAA NGBS 5 3 &S, TG LRIt K22

T BT
3.2 HEHERI

3.2.1 EEHPUFEN KRR KI5 F LSt B A 28 2 1 LR

Fo3u o 11w




SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

X X N e
HHEIE KR | REBKER | St | ~
BB - o LU | wlaEAr | ©O—@ @—@
® MEEZQ | RO s

HZE@D
HE=1MH 0. 91% 0. 01% 0. 97% 0. 01% —0. 06% 0. 00%
S AN | 1. 84% 0. 01% 1. 95% 0. 01% -0. 11% 0. 00%
o4 3. 61% 0. 01% 3. 96% 0. 01% -0. 35% 0. 00%

H¥E4 4

TN 4. 19% 0. 01% 4, 84% 0. 01% -0. 65% 0. 00%

3.2.2 BES S RAERDRES R IHHEH K RRD KIS RS R A AR &
B LB

R IR EAE66-T A REHAFT B i s T (B ER 55 R HA b 25 b A vl 2 ZR B
SEFEF} HE B

5.00% =
4.50% e

4.00% s
3.50%
3.00%
2.50% e
2.00% e T
1.50% - -
1.00%
0.50%
0.00%

W\

2020-08-08 K}

2021-02-08
2021-03-03
2021-03-26
2021-04-18
2021-06-03
2021-06-26
2021-07-19
2021-09-03
2021-09-30

2020-09-23
2020-10-16
2020-11-08
2020-12-01
2020-12-24
2021-01-16
2021-05-11
2021-08-11

~12020-07-16 T
2020-08-31

=H
o

L5Lim66-1 A fE T o 3 B E e
I LAIE66-T A A B A b 2 il g B

w4

22§

K

T AEEEMBRAGHE N AIEEET T 05 1 AME T2 55 10 80%, (HAERK
T bR = A THBOW ROT BUREAS F G =4 H WA, e Az LR th RSl JF
AN REANAE G H RS OREEAMIC T 254 557 14 E 5% 48038 B0 H £ — LA IBUR 77,
TS AR E AT & A7 ORISR RS FEE PN, AIEEASZ EIR 5%HIER .
AFEEHEGHIIVA 2020 427 7 16 HEGEFRAERHE 6 N H . EOLmN, ARG HREH
FIER| BRI T LU A EESR . 1 IR B B A Al AR R — 4

3.3 HAthdEtn

o

§4 HEIARE

4.1 REZE (REEBEPH) FN

%473k 11T



SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

EAIE- e iy ! WE 25 Mo
wa | ms Eﬁ%imgﬁkiﬂﬁ&ié& S

ERHY | EER
2ot it o AR R E A ARAT AR A R
N AT IS IV B AT L BOR — % 51 .

YT ARG 2020 £ 7 H 16 A 2016 4F 4 AIMAAAH, 48EL 7 55
L s H AT, [H 2019 4F 2 AR E
Wit G2, BA 11 FiEs. 48
RNz
A 1 MESEEESSME, K “RROM” #ESSRAEMPRE, “BEOH” AREL

A RE RIS D] (A SR —HDs X EREAREEE S, AR FRYE A 7 e B
JEWI A I, B E T SRR A R e i B (A ST — D

2+ AEFF MOV E SGEMTI RS GIEFFALANE N R BARE LI ME) HIAHRHE .
4.1.1 BRI FE B =B H T R RS 5 & 4 38 [ B H 7= Fh B

T
4.2 B ARG AN AR B SIE VR BT 15 DU B

AARE N, AFEGE NG (PN RIS ERER R (ATFEEIEF R
PREIBEEHINE) (AT FEEIEFR GRS ENM IR BEHINE) M (AT FEIETF
B {5 BIER B BINE) S FVFERIE S A TUSE ) L O 54T 66 S H € BT 2
RNEF IR SIS EGFD) MHEARG SSEEEMRE, AE WIS BRI T3 7 ) 5 2R
BHEEET, AR XS R b, VSR NERE ARG A& N, E&iafE
BAKGEEI, RRIMEESFA NPT N, BEEMRETEHE . RE e MR &G/ S
A RIEBEI S He & R E .
4.3 ARG LT
4.3.1 AP35 ERPAT B O

AIREIAN, AESEENEIAT GEFREESE AR AT SRS RN (2011
BT ), SEBAHRINIEE AR, 8 RGN TR 7 AR 551 kg 4 1128 2 A
PAT, APXFEE N EEN A RSN RAE .
4.3.2 BEZHAT NHIE UL

AREN, AEHENERNTAREHES 505 AT, [\ H RIS 5 s /b
FRERILAE Gy B 2R 25 24 H BSOS B ) B%IIAE 8T 4 IR, N3 H G I 1008 SR 75 240 R AR 1)
A H A58 5, %€ JBAT T SR .

AAREWIN, REIA ] BE BN A28 5 A 28 5k 10 7 H A8 5

% 500 k11|



SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

4.4 R E AN S AR B RSB E ot

SRR, ENAS N TR, B E SR g, BT RS IR, e
KFEIR S G WG ST — 5 R A 1 A R 2 4k, B N 5F WAEShRETRZE B2 42 B idis
A TH] RV ) B 2R

T UT, FEAETIHBORE B, 7 9 HRATEARREE 0. 5%, BEBGEAMERS &L 1 111,
XA T MLE B R BOIEEN . FEAESTVH 1 AT AT T BURE R R B .

M7, 2 RAT AN FEAE R, Bt BP0l M AT, =Lk, 10 401 5 FEIEER
= FF 435085 6 H K 47 27BP Fil 26BP.

A, BEEEERABXERARY K. REFESHEBOR A AMHERE,  FHO STARRh 53 7 K pf
AP AR PUAELLE R, WU Pt s DA, TR MBUR SR, Wt G A SR r s .

—RAVIEIIMEN, AR AT, 9 A PMT CLEkAE 505 H 5T, % 7—8 ABEEE
SO, AR RIS 2 F ORI, 480K R FLAR Py R 0. i AN DL B e e i e R 55 2%
WX AE R, 8 H 31 MR A SR AR SH T bl JE RN U, 2t s
MR SELR, BREERBIAN, BEa 624 TRV & B S A A e . IRRTT
TP, 8 T s B = et o W Ll ELPR LG i T M. BORINAS T, b= B SRR IR,
BT A& AR ] R RR St A o 9 A B tESs, T B S A B
eSS, I HIALHE REAE X AE N 1) 2 T BN B RS2 R B3, (ER AR R 1 n &
TF AT

TR IERSKIE, IR BRI AAF . RAT 9 H R RTEATF A0 3700 1278, 24
2 H DR AN B A, AR EF T 14 R EIEE T R, SATXREIPE SRR 2
REFGHIFEHME, MR S H ROOT LA K DROOT S5 AR AR FEVE BUHER 26 2. 2%BHiT, S L B P A
PATEEIHARKAEZA . JFHE, LGS IAMICR, ULF SRS R, 2R EEBUN
i RAT R JIRIE, AT UK AR BN SRR RS MERREE, 5 AT RE R

=aEth A ZE RIS, R Taper X E N BURFENA R . 9 H 3B 325 6t /R 7E LR
SVUEHTE R AT ERoR, MRS C 2T 1 SEm PR, sl v RS 1 SE R fE .
PR RS T RS, AR TR R B RT REAE IR BRI L . WIRIHLEIE, RIBE Y
SRTT DA BT A R i R E o M BTV AR DL i A2 Taper BIZEAF, 11 H 4 HF FOMC 2l
FRMER S E A Taper. BMAE, ERHMEIECEER BT THIEE 10 4 EFF R JURZET 2
L 6%/ A7, BT H AT SR 2R AR =i, T3 10 4RI A R MRARLE 140bps /247, % 80—100bps
f 3 S P ALK AR Rt AN D o R, SRR 2R BT H AT AN A2 LA ] A TR B ke 5 2R 52

Foer I 11w



SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

45 MEHHNESEHV SR

2021 4F 3 B, ARIEESMAHAEIEKZE N 0. 91%, Mg Lb BRI N 0. 97%.
4.6 MEWHNESTFE ABEE S F =1 EE LA

Tco

§5 I A FIRE

5.1 MEBARESE=HABR
75 gE| &5 (o) b A M BT (%)
1| B ss - -
Hrp K2 - -
Bt - -
] 5 Wi 7 P T 12, 430, 752, 114. 17 97. 12
Hpe fiige 12, 430, 752, 114. 17 97. 12
B SCRRIE SR - -

4 | &R - -
S ATA SR - -
SN IR 4 % - -
Forpre M QIR R S N GR B 4 i %

2
AT H AT 51t 68, 547, 517. 88 0. 54
HAth 7t 5= 300, 631, 719. 30 2.35
&t 12, 799, 931, 351. 35 100. 00

5.2 MEFIREBAT L R R AE
5.2.1 MEMIRZIT U RIFABRERRA S
I AR AR S BT
5.2.2 EWREAT I REEBERRERERELS
o
5.3 AR S E o He 5 5 HL ) K/ N R PP B R4 B B 4
5.3.1 A MR A RE SE ST 1#E B NEEF R+ B R R R 4
A EAMR T RARFFA R
5.3.2 HIRIEA IHE HEER T HE BN EF K2 E /M 8 ik R G

L B B B 4
% -
5.4 REFIRE I MM RNFFRRAE
| 5 | {55 | ARME GB) B aal

BT 11



SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

tesl (%)
1 K fii 77 1,673,102, 461. 19 20. 07
2 JAT ZEHE - -
3 KA hies 10, 757, 649, 652. 98 129. 06
Horb: BURME SR 10, 757, 649, 652. 98 129. 06
4 0| ATiess - -
5 Al 3 ik 5 - -
6 A TE - -
7 Al (CATAZ ¥R 5D - -
8 [ VA7 B - -
9 HAth - -
10 | &if 12, 430, 752, 114. 17 149. 13
W AESRAMREAVERZSE, A M EIR S MR AR
5.5 WG HARTE A R E G B ST = 1FE EL B K/ A L4 R34 5 A 40
ANTR
R R | el | B GO | ARkl oD | g@ﬁ :
1 160405 16 4K 05 81, 700, 000 8, 170, 950, 820. 25 98. 03
2 019643 20 [Efi 13 9, 700, 000 968, 917, 523. 97 11. 62
3 200408 20 4<% 08 7, 600, 000 760, 447, 933. 59 9.12
4 180411 18 &% 11 7,100, 000 722,651, 880. 65 8. 67
5 019610 18 [E i 28 6, 700, 000 675, 202, 674. 13 8.10

o AIEER MR AELEL, A SR EE > USSR A SR .

5.6 REFIRIL A SOMME 52 ST 7= 8 HLBI R/ D HEF I RT 48 B SCRRIESS B R Y

il
AT AR AR R AT B SCRFIE SR

5.7 REBIRIE A SO E GBS T 7= 35 H] K/ INHERR T F45 Bt <5 IR BB Al

AIEEAMRE RARFFAT SR

5.8 A HIRIE A SOME 5 B ST 3HE B K/ HEF BB LA BGE S 3 B 40

ARG E IR AR A B
5.9 & IR AFE SR H 1 E R KA 5 B0 v
5.9.1 A HE 5 R BR BUOR
RImATE SIS G FLE, REGHR TG AR E G52 .
5.9.2 REFREE SR F I E AR MR AH
AR FE G AR IR AR R [ 1301 5%
5.9.3 8 H F A R E AT
MRS FESERLAE, RESRTEHEACREEGUH .

8T I 11w




SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

5.10 |EHAREBHE

5.10.1 AEESEF K E R IEFRRTEAA MRS HIABRER TLRAE, R

EHREHEB Hi—FARBATTET. LTHHEE

AN TP AR H B < BB A AT 44 IE TR A RAT SR AR 98 ) N 5 O AR R e

i —FENZR AT TR

5.10.2 &R E KA+ B REL BB HES & FME KT RERE

AT T B AL I SR
5.10.3 FAh B 7=

5 HFR

r’
d

A H PRIE S

3,252, 56

EICIE S HEK

157, 555. 32

YR

RSB

300, 470, 911. 42

2T K

Hopth SYSCER

FriER

oAt

Ol |~N|lo|lo s |w o |~

fif

300, 631, 719. 30

5.10.4 R H BRRFA HIAL T 301 ) vl 3 3845 55 W A
AT AR IR ARFFAT AT F B m] 3 555
5.10.5 & WK Al 44 B 2R AL TE 2 PR B 0 Tt B
AR AR A AR B+ 44 BB SR AN AR Ui A2 R A1 DL o

5.10.6 F BT AR T Pk I SO R B 4

Teo

§6 TFI I &4 3

AL

T SIS <y UL 0

7,999, 994, 438. 75

7 S0 300 1A i <5 L FR ) 00

el T30 1 2 < R 40

7 S () 2 e R 2SS i . (B BA -7 131D

e ST, < 1 A A

7,999, 994, 438. 75

T ARSI HE B,

§7 E&BHENZHERTRERRSESHNL

9 k11




SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

71 ZEEHEAREEEZSHIRNER
R SETNAWIRE A B SR B AR S,

72 ZEBHENEABRRERREEER 5 A
B SETNAWIRE A B SR s AR S,

§8 FMIFHE PR MM EEFR

8.1 W E MM B — B E A ES ML FIA B BT 206155

Wy ﬁ%@ﬂ%ﬁ%@%ﬁ%@%% W IR A RS IF
s | e %ﬁ%ﬁ%ﬁ%@ﬁﬁﬂ% LR g | A 8 L
I 200 8] IX [ U R | %)
1 20210701-20210930 1,999, 999, 000. 00 - -| 1,999,999, 000.00  25.00
L 2 20210701-20210930 2,499, 999, 000. 00 - -| 2,499,999, 000.00  31.25
e iR A

AT G TAEAE AR UE R 2 e O W L 132 38 B o S < 0 AL AR BT 20% KIS 0, AT RE 2 AN XURG: -
Ly R I s

FE BB B R AIT,  QAS K G PS8t RS A B 77 R SN HE 2, DU AT e R 22 e R K I

2~ DRI KRS (B 1 B0, 7 B8 2 LR KU :

(1) FEGAERIN (8] A TVEAR DLW T T AR, W Re A sk e OB N, SBOREIE XU

(2) UNSRFFA JE 4 3 AL 112 3 SRR I 56 4y AL A 20% 01 B — B0 55 28 RAUNE [m] 51 R ELARURE ], 4 5 N W]
REMRIE (LA MLE REH S EE ], AR ES: 2 AMIFRH BLE CEARED RAEEDUSR, HeEHA
FREIRYE (GEEGERD 20 B 15 B2 T MIRE Bl FEAE T AR B8 3 AR ] 7 B A2

(3) R BB NPEAI EUETR ASAT I G I8 Pl L 7 28, I R] B2 B 1 E S BIAMIFEN, oSk G
s E A R K

(4) RGP ERS B TH SR A, AR B BN VRS 077, 3 B0 e B H B 3 5

(5) FEE TR/, AT RE T B 7 58 S PR M0 AN BE SEILAE <6 A5 R 2405 IO B8 H 100 B A3 % SRS

(6) KA [ 3 HEE G T, AR 2P, SR RIRYE I & & RN 2 R & R 4 1EE 5. ¥
T 28 AU o

AT K ST 58 I KU B, DAAT R LA AR bk XU, e oK PR BE DR B AR N ik
Blato HHEEERGIAIEERT, N PIEA RIS kA G RSSO, AmARARIE &7 i R XU
B RFHERL= S, e B R B BRI AR SZRE S, BRI, A (EH) &R, K’ 5
EERGATEMMOL R, FEEEERBINET, IR BATAREIE AR L RN .

8.2 MR E PRI M EES L
.
§9 £ B H
9.1 #BEXHEZR

1o P ERIE I 2 v T SO SAIE 66 A>T 58 JIT A5t I3 ARUAIE I3 5 1 5t < SR W ) S0 A5

2+ (ERUHRINSAZE 66 4> H & WG B R R G e G R
510 0 3% 11 0



SR SAIE 66 > H 5 WIT IS 2021 425 3 FEREIR

w
/

CFBK IR EAIZE 66 > H WG IR BB R &R S Ui )
(R IRELIZE 66 4> H €I G ISR B0 SR E )
v BRI 68 B IR A m HEHE LA B A R E R
6. Al AE P ENE M AR E IR L AT IR IS S AaHE . R R 2 o

S~
7

()]

9.2 FBUHE 2
DL B SO AE AR FE G PRI AT o
9.3 TE AR

BB AL SN (] G PR A

RIFKIBE ST HARAF
2021 410 A 27 H

1100 3t 11



